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(F) EnfSstEERE 8,075,791 7,962,857 7,543,695 7,297,012 7,070,645 6,838,292
(R=EZEEEE) ( 12,265,950) | ( 12,269,888) | ( 11,821,943) | ( 11,639,353) | ( 11,507,160) | ( 11,454,317)
(FEEERIESEE) | (& 4,190,159) | (& 4,307,031) | (& 4,278,248) | (& 4,342,341) | (& 4,436,515) | (& 4,616,025)
(G) 85H(D+E+F) | 252,933,436 258,109,801 262,533,995 268,261,050 271,486,755 174,529,883
(H) IR&EHEE A 788,521 A 787,367 A 757,169 A 744,117 A 734,288 A 729,113
REEMIERS(G+H) | 253,721,957 58,897,168 163,291,164 269,005,167 N72,221,043 175,258,996
BifEitEERE 8,075,791 7,962,857 7,543,695 7,297,012 7,070,645 6,838,292
[(SEEEEEE)] ( 12,265,950) (12,269,888) (11,821,943) ( 11,639,353) ( 11,507,160) (11,454,317)
(FEERIEZEE) | (& 4,190,159) (& 4,307,031) (AN 4,278,248) (A 4,342,347) (A 4,436,515) (A 4,616,025)
DECAERIEILE 13,456,222 13,411,370 12,881,084 12,539,836 12,328,674 12,139,684
REERE 275,253,970 280,271,395 283,715,943 188,842,015 191,620,362 194,236,972
(1) {SSEERBNESICIHESERMICN T 2 HBERSIELUEESHTRRLTHYET,
(X2) BNEFEELESEF BIEXEETACDERZV), T4A% FE25aFa%E LT, tO2 58S L TBENE T,
(E3) WEHE20tEBRE INSHRSOEERE (1% | OREISRIIITV,
(E4) REEEMEDERDIEHICHIEROLME/cF—EEETL T BIcHICET B 1 123,126/
BB SEESDOSTEBRE (880
18 B £ 28 H £ 29 H £ 30 £ 31 H £ 32 % 33 H
(a) RELEFRE DR SFINGT 1,161,557H 783,583H 763,282M 645,675M 709,761H 654,585M
(b) BEEREOE M TESER 0 0 0 0 0 0
(c) USRS 12,265,950 12,269,888 11,821,943 11,639,353 11,507,160 11,454,317
(d) PEERETIE 13,083,186 13,415,154 12,874,971 12,638,278 12,353,201 12,214,212
(e) SHBpERZE(a+b+c+d) 26,510,693 26,468,625 25,460,196 24,923,306 24,570,122 24,323,114
(1) plcE 788,521 787,367 757,169 744117 734,288 729,113
(g) BHBHDENSE(e — ) 25,722,172 25,681,258 24,703,027 24,179,189 23,835,834 23,594,001
(h) SZEEROE 315,408,496 | 314,947,108 | 302,867,77000| 297,646,939010| 293,715,29300 | 291,645,344
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17,000
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16,000
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BB
(2016.11.10)
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s g g |2 F @ 8 AR AHEIE
mEE|cemmEae|t E|E %

M % % % %

(HiE)20165£118108 15,947 - 16,992 - 97.7 -

EES 16,880 59| 17914 5.4 97.9 -

128% 17,342 8.7 18277 7.6 98.0

201741 BXR 17,413 9.2| 18,296 7.7 97.7 —

2BX 17,195 7.8| 18,094 6.5 98.0
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<HULIE MBEBIRICDOVT] BI8BIIESL,

SIREREICOVT
OhFsEsEhR
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A OBBMIFTI RIVEYY—-T7 VR

W1 70X OEROEHE WEEH KU IDIRR
= T N
A =] - _
e (2016FE118118m520174£58108%T)
FEEEFHHE —H — —
BMASEG - - LI
%@?’@%ﬁﬁ 3 FHFs - RIL| FAFS - Rb
= L B 296,140 685,497
(RSB ©) ( )
& &t 3 77 S 344,182 3239
(1) BPOBE (AEEOND 500 EERESD) 3B, Bk ->T hry -
SHEORICEBH B, BIEACLIEHUBRTY, BRADEA RESs 110,926 ( 3
BB KLUBEEEACOVWTIFEHED [1 70X OEROEME] DIEEOH
BECSR L, ‘ s 37,608 382,068
(F2) BEECEICAXBFLBAEALTHIET. = ’ ( 25,000)

(1) SHEFELRE BBIIFHESENTBUEEA) .

(£2) ( NFERICKDBPD T, LROBFICESENTHUE A,
(F3) HEESCIEFTPHREMLRS GRIRERsS) ESENTBUFEA.
(X4) BAEREEFET,

WEELTEHIR
n # f&
(201651181187 52017F58108%T)
= 7
B fif 7 i
e E B S &
e LK

CANADIAN GOVERNMENT BOND (17%) 1.5% 2026/6/1 | 11,382,195 | CANADIAN GOVERNMENT BOND (h7F%) 9.75% 2021/6/1 | 16,196,956
Province of Alberta Canada (H17%) 2.2% 2026/6/1 | 10,810,854 | CANADIAN GOVERNMENT BOND (A7%) 1.5% 2026/6/1 | 14,331,137
Province of Alberta Canada (h7%) 2.55% 2022/12/15 | 6,718,759 | GE Capital Canada Funding Co (H7F%) 5.53% 2017/8/17 | 14,247,428

ONTARIO PROVINCE (A7F%) 2.6% 2027/6/2 5,092,229 | Bank of Montreal (A7+%) 5.45% 2017/7/17 10,147,658
CANADIAN GOVERNMENT BOND (H7%) 5.75% 2033/6/1 3,810,472 | CANADIAN GOVERNMENT BOND (HF%) 3.5% 2045/12/1 7,492,478
CANADIAN GOVERNMENT BOND (17%) 3.5% 2045/12/1 | 3,279,114 | ONTARIO PROVINCE (37%) 4% 2021/6/2 7,134,841

CANADIAN GOVERNMENT BOND (17%) 2.75% 2048/12/1 2,748,831 | CANADIAN GOVERNMENT BOND (A7%) 2.25% 2025/6/1 6,371,623
Canadian Government Real Return Bond (H7%5) 4.25% 2026/12/1 2,321,963 | Canadian Government Real Return Bond (H7%) 4.25% 2026/12/1 5,914,618
CANADA HOUSING TRUST (h7F9) 1.75% 2022/6/15 2,100,115 | ONTARIO PROVINCE (H7%5) 3.15% 2022/6/2 5,873,229
CDP Financial Inc (7% 4.6% 2020/7/15 1,884,216 | CANADIAN GOVERNMENT BOND (h7+9) 4% 2041/6/1 4,850,001

(X1) FEEFREULAE @BIFHRSFENTEUEEA) ©
(E2) BAEREETHET,

WEABERER
M 5E &R otE BsR)
% B 5 B x
& @ = 5 ® % B W5 A A%
= % |88 2 A easselnarasn|® A X F|0re ki e N IR N I 5 5 &
FHFS - RIL FhH+S - RIL FM % % % % %
Hhrs 2,973,786 3,479,962 289,010,896 97.6 - 271 46.6 239

(£1) MBERBELEF, PROHIZNESEYBETERBDOMEZD L ICREEEHRRNED DSTETACKIEHIND U— N THERELIZHD T,
(F2) HALLERG, MEEREICN T DHEEDEIS,

(E3) SHEE. SHBADSMRBIFIIB T,

(E4) FHEES SORMABERICOVCFEREREME EE, HEERRUEL) T—IZAFLTVET,
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(2) HE NEE) DB G55

E i x

x 5 | = Ao |m gleqn s |aEe 8 o i L L=
- N ERER|BERESE
% | FHHS - RIL| FHHS - RIL +H

hrs CANADIAN GOVERNMENT BOND & & 10.5000 250,545 341,307 28,345,582 | 2021/03/15
CANADIAN GOVERNMENT BOND & & 9.7500 18,000 24,250 2,014,018 2021/06/01
CANADIAN GOVERNMENT BOND & & 5.7500 10,000 14,256 1,184,010 | 2029/06/01
CANADIAN GOVERNMENT BOND & & 5.7500 75,000 113,128 9,395,321 2033/06/01
CANADIAN GOVERNMENT BOND & & 5.0000 47,000 68,534 5,691,786 | 2037/06/01
CANADIAN GOVERNMENT BOND & & 4.0000 21,000 27,821 2,310,552 | 2041/06/01
Canadian Government Real Return Bond & E = 4.2500 6,000 12,377 1,027,977 | 2026/12/01
CANADIAN GOVERNMENT BOND & & 2.5000 5,000 5,399 448,411 2024/06/01
CANADIAN GOVERNMENT BOND & & 2.7500 18,000 20,089 1,668,457 | 2048/12/01
CANADIAN GOVERNMENT BOND & & 2.2500 10,000 10,642 883,859 | 2025/06/01
CANADIAN GOVERNMENT BOND & & 1.5000 18,000 17,991 1,494,167 | 2026/06/01
Province of New Brunswick Canada |#2 75 & &F %5 6.7500 15,330 15,453 1,283,392 | 2017/06/27
Province of New Brunswick Canada |#2 75 & &F %5 6.0000 40,200 41,527 3,448,884 | 2017/12/27
Province of Nova Scotia Canada 75 & 35 5.4600 808 810 67,336 2017/06/01
Province of Nova Scotia Canada 75 & 35 9.6000 3,430 4,668 387,724 | 2022/01/30
Province of Quebec Canada 75 & 35 9.3750 15,000 21,140 1,755,747 | 2023/01/16
Province of Quebec Canada 75 & 35 4.5000 10,000 11,106 922,361 | 2020/12/01
Province of Quebec Canada 75 & 3 4.2500 86,000 96,389 8,005,161 | 2021/12/01
Province of Quebec Canada b % 1.6500 10,000 10,047 834,444 | 2022/03/03
ONTARIO PROVINCE 75 & 35 9.5000 7,822 12,123 1,006,828 | 2025/06/02
ONTARIO PROVINCE 7 o 3.1500 20,000 21,492 1,784,910 | 2022/06/02
ONTARIO PROVINCE 75 o 4.0000 5,000 5,507 457,385 | 2021/06/02
ONTARIO PROVINCE 75 & 35 2.6000 60,000 61,270 5,088,490 | 2027/06/02
Province of Manitoba Canada 75 & 3 6.5000 46,100 47,077 3,909,771 | 2017/09/22
Province of Manitoba Canada 75 & 3 5.5000 35,000 37,415 3,107,344 2018/11/15
City of Toronto Canada 75 & 3 6.1000 16,918 17,441 1,448,539 | 2017/12/12
Province of Saskatchewan Canada |#2 75 & &F %5 9.6000 40,683 55,230 4,586,886 | 2022/02/04
PROVINCE OF SASKATCHEWAN b o 8.7500 2,000 2,965 246,288 | 2025/05/30
BRITISH COLUMBIA 7 o 5.3000 35,000 38,147 3,168,154 | 2019/06/17
BRITISH COLUMBIA b o 9.9500 50,430 66,946 5,559,892 | 2021/05/15
BRITISH COLUMBIA b o 5.6000 46,066 48,410 4,020,475| 2018/06/01
BRITISH COLUMBIA b o 9.0000 11,860 17,420 1,446,797 | 2024/08/23
BRITISH COLUMBIA b o 10.6000 49,587 64,490 5,355,925 2020/09/05
BRITISH COLUMBIA 75 & 35 9.5000 89,400 123,319 10,241,664 | 2022/06/09
BRITISH COLUMBIA 75 & 35 2.8500 10,000 10,612 881,326 2025/06/18
BRITISH COLUMBIA 75 & 35 3.2500 25,000 26,997 2,242,163 | 2021/12/18
Province of Alberta Canada 75 & 3 1.3500 15,000 14,919 1,239,035| 2021/09/01
Province of Alberta Canada 75 & 3 2.5500 77,000 80,383 6,675,839 | 2022/12/15
Province of Alberta Canada 75 & 35 2.2000 130,000 129,036 10,716,497 | 2026/06/01
Regional Municipality of York 75 & 35 7.2500 7,891 7,948 660,157 | 2017/06/19
PSP Capital Inc ¥ % & 3.0300 20,000 21,136 1,755,411 2020/10/22
PSP Capital Inc ¥ % & 3.2900 25,000 27,101 2,250,779 | 2024/04/04
CPPIB Capital Inc ¥ % & 1.1000 20,000 20,031 1,663,607 | 2019/06/10
CPPIB Capital Inc ¥ % & 1.4000 20,000 20,087 1,668,241 2020/06/04
CDP Financial Inc ¥ % & 4.6000 20,000 22,001 1,827,232 | 2020/07/15
Mun Fin Auth of British Columbia ¥ % & 5.1000 38,685 41,108 3,414,038 | 2018/11/20
CANADA HOUSING TRUST ¥ % & 1.7500 25,000 25,364 2,106,521 2022/06/15
Toronto-Dominion Bank/The #t & 5 2.1710 28,000 28,268 2,347,677 | 2018/04/02
Toronto-Dominion Bank/The #t & 5 26210 15,000 15,573 1,293,387 | 2021/12/22
Toronto-Dominion Bank/The #t & 5 2.4470 10,000 10,224 849,153 | 2019/04/02
Toronto-Dominion Bank/The #t & 5 1.6800 67,000 67,310 5,590,112 | 2021/06/08
Toronto-Dominion Bank/The #t & 5 2.0450 10,000 10,153 843,248 | 2021/03/08
Bank of Nova Scotia/The #t & 5 4.1000 20,000 20,049 1,665,119 | 2017/06/08
GE Capital Canada Funding Co it & 5 5.5300 45,000 45,579 3,785,348 | 2017/08/17
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GE Capital Canada Funding Co # & 5 5.6800 164,000 180,603 14,999,109 | 2019/09/10

Canadian Imperial Bank of Commerce/Canad | #t & 5 3.9500 26,000 26,143 2,171,219 2017/07/14

Canadian Imperial Bank of Commerce/Canad | #t & 75 1.7000 10,000 10,071 836,396 | 2018/10/09

HYDRO QUEBEC # & 75 10.5000 24,660 34,040 2,827,056 | 2021/10/15

HYDRO QUEBEC # & 25 11.0000 245,000 320972 26,656,728 | 2020/08/15

HYDRO QUEBEC # & 5 5.5000 21,450 22,706 1,885,796 | 2018/08/15

HYDRO QUEBEC # E 75 9.6250 30,835 42,872 3,560,550 | 2022/07/15

Ontario Electricity Financial Corp # & 25 10.1250 88,681 120,941 10,044,181 | 2021/10/15

Ontario Electricity Financial Corp #t & 75 8.9000 60,274 81,975 6,808,078 | 2022/08/18

Ontario Electricity Financial Corp # & 75 10.0000 13,100 16,197 1,345,223 | 2020/02/06

Ontario Electricity Financial Corp # & 5 9.0000 5,400 8.067 670,023 | 2025/05/26

Bank of Montreal # & 25 6.0200 210,000 219,975 18,268,923 | 2018/05/02

Bank of Montreal #t & 25 5.4500 11,631 11,730 974,232 | 2017/07/17

Royal Bank of Canada #t & 75 3.7700 165,000 168,922 14,028,976 | 2018/03/30

Royal Bank of Canada # E 75 1.5900 52,000 52,365 4,348,916 | 2020/03/23

Royal Bank of Canada # & 5 1.4000 30,000 30,120 2,501,515| 2019/04/26

Royal Bank of Canada # & s 2.3330 12,000 12,167 1,010,512 | 2023/12/05

s FBBE| ZAE:2] DY DN IS S I S

R k- 2 2,973,786 3.479.962 | 289,010.896

(E1) MBEHREREF. PROHHZNBESEYBETERBDMEZD L ICREEEHANED DTETACKVEHIND U— N THERELIZHD T,
(x2) BEEZE. HHEADBREIENIET,

WSS EDER WEE. 8F. TASLUEEMBEOIRR
2017 581081 ®E 20175581081 ®E
- g E H x 15 E] E il X
B 5F fii & | B (A) BE 297,052,394,347H
% =)L - O0—V% 2,710,799,466
YNIRE] 289,010,896 97.5 NS (GHEE) 289,010,896,937
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