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(C) SEEERME A 19,408,628 | & 19,654,455 | A 19,563,020 | A 16,858,064 |~ 15,609,295 | A 17,066,721
(D)=fpiEmE (A+B+C) 187,311,223 | & 92,305,523 | A 1,362,003,400 | A~ 122,276,284 746,959,006 | & 10,560,949
(E) mifprEtiis e A 04,850,937,679 | A 4,703,420,490 | A 4,840,239,132 | 2 6,101,374,582 | £ 6,242,080,325 | A 5,497,078, 659
(F)ENEEEEIsEE A 141,187,671 | & 163,574,017 | A 178,375,398 | & 204,820,260 | & 221,821,337 | A 228,671,106
() ( 71,721,530) (( 72,245,541) (( 72,048,582) |( 71,636, 744) (( 71,415, 164)  (( 70,248, 316)
(FERIEmEZE) (& 212,909,201) |(& 235,819,558) (& 250,423,980) |(&  276,457,004) |(&  293,236,501) |(& 298,919,422)
(G)&8t (D+E+F) A 4,804,814,127 | A 4,959,300,030 | A 6,380,617,930 | A 6,428,471,126 | A 5,716,942,656 | & 5,736, 310,714
(H)R&@EHEE A 203,940,486 | & 198,196,526 | A 192,820,445 |~ 185,042,321 |~ 180,867,657 | A 175,591,734
RERREIESRE (G+H) | 25008754613 | A 5157,49,55 | £ 6,573,438,375 | £ 6,613,513,447 | A 5,897,810,313 | A 5,911,902, 448
ENEEEEREE A 141,187,671 | & 163,574,017 | A 178,375,398 | & 204,820,260 | & 221,821,337 | A 228,671,106
(Bc3FAE=E) ( 71,721,530) (( 72,245,541) (( 72,048,582) |( 71,636, 744) (( 71,415, 164)  (( 70,248, 316)
(FEEEMBEE) (& 212,909,201) |(& 235,819,558) |(& 250,423,980) |(&  276,457,004) |(&  293,236,501) |(& 298,919,422
DECEEBIEILE 427,310, 166 412,319,040 402, 072, 001 389,315,810 386,729, 680 364,759, 875
s A5,294,877,108 | & 5,406,241,579 | 26,797,134,978 | £ 6,798,008,997 | & 6,062,718,656 | & 6,047,991,217

(E1) (SEEEHMEICIHSEERMICN T 2 BEHFEIEEZSHTRRULTCBIET,
(X2) ENEFEEREE LS. EBNEERLTALOEREZV. TAZ TOBEFERE LT, LO25GEFMEE U TUEENET,
(E3) WHHEEDSTERRF NEHEEDEEE (&) | ORZSR.

B DEE DS EEE (188)

L] B 1587 1657 AV 1887 1987 552088
(a) REBVERRE OB SEING 198, 243, 893H 197,615, 360H 195, 262, 1491 190, 750, 9809 188, 402, 940 165, 811, 864
(b) RERFROBMEASTES R 0 0 0 0 0 0
(c) UERES 71,721,530 72, 245,541 72,048,582 71,636, 744 71,415, 164 70,248,316
(d) DEHEREILIS 433, 006, 759 412,900, 206 399, 630, 297 383, 607, 151 379,194, 397 374,539,745
(e) ZHANBECHRER (a+b+c+d) 702,972,182 682, 761, 107 006, 941, 028 645, 994, 875 639, 012, 501 610,599, 925
(f) nics 203, 940, 486 198, 196. 526 192, 820, 445 185, 042, 321 180, 867, 657 175,591, 734
(g) BRFEDECHRE (e—f) 499, 031, 6% 484, 564, 581 474,120, 583 460, 952, 554 458, 144, 844 435,008, 191
(h) ZEEROR 25,492,560, 77000 | 24,774,565, 84703 | 24,102,555, 65600 | 23,130,290, 15600 | 22, 608, 457, 23300 | 21, 948, 966, 86301




A ORRIVETEFIOVEEFa (BASEE)

R & » B = o & A 5 ¢
» B | mom | m7M | mom | moM | H0M
1F0sYIER 80M 80H 80H 80H 80H 80H
(8 (i) (8,035M) | (7.918M) | (7.273) | (7.141M) | (7,391H) | (7,307M)

O < HEEHREI—RX>ZFHDHZOR5IENEEIF. L5E(

) ROEAEMMERICE DN TEENICHIREVZ LR U,

DEEOFEH_EOEIRWICOVT

- DEEICIF. FBERVWCRD [BE k] & FEBERVERS [TALRE (BRlnikes) | Ko ET,

- NESE SR OEEMEANMERITTA L BERECFERTAZ LO3HEICE. DEEOEENMEBIEE LRI T,

- DECEBROBEMENMERTAZ TO3HEICE. TO2BHDEN THALARE ERINER) . K OENEBNIEE T,

- TALRE (FRINkS) MEELUCHEERE. DESREFICHIZECOZHEOERITAN SEZTALRE (Fil0Eks)
EHERRUICERD. ZTDHROECDOZHEDEFITALRU T,

- EBOEEICOVTIE. 20.315% (FrSH15%. EERRIFTSH0. 315% S K UHIAEL 5 %) DHEK(C K BIRRHUND TR,
BPEAEHENERINE T, B, WEPSZITRL. PEDBRERICFHERY EHEROBERESH U FEA.) ZFR
ITRHILEHTEFXT,

ENDERREDLG. RENRRIEI,

- BUEDTIES NICBEHICIF. LEEOABHEE(ICRBZENHUET. <bULLIF, BRERHCSBLEDELLEEL,

- BB EOEURVOFHBIC DER U CIE. RBEPIREICTHRIBIND L ESED LI T,

LT 7V RFDEREIEFHFE NI SA (Z—1) | BERUFRHEEPBEREEFHGE [V2Z2Z7N | SA] OBRANRT
T, FFEROREICHIFBEIRWVIC DV TIFERFEARRICHRENEHhE LT,

12




TAORRIVETEFIOVEEFa (BASEDR)

A« FUEZTP L FNSAMN—FALDT « F—XASUT7 -
NAAVAL - tEFaAVUT =X T7VR BEaTdSR)

LT7VR (FAORNVETSIOVES o (BEOEL) ) FTAYVEBONBIREESTE (140 - U7

L+ hSRAM=FAT - F—=AKSUT -

NAAYVAL - EF2UT—X-T7YR BEaTISR) | OZHEZS

[RELCTHIVET . UTOATE—EDEEZREINCDI S AZEGELTHUFET,

GE) 20165 4 B18HER CAFUSZEADIKNREBEH U TSI ET,
(RRILVET)
= EROEEES
20154 3 A31H
a5
LB DNIEME (EAZER522, 135, 348 R)L) NI 536, 824, 505
RBe 1,231,197
BEITERNICL IR 4,818
FIN
FHLEH DR G 5, 455, 700
Al 3,411,470
fols 1,471
FRTUNT 4« TEARORNEZEFHLE 703, 674
ZDMOEE 60, 429
BESst 547, 693, 264
1=
FEA SV 3 VORIEME ZELUIT L1,962, 188 R)L) 641, 088
Rk
BB DREES 12,616, 112
WEBRARIT IR 583, 741
BREH DRI 458, 148
RETD KU ETRRIN 140, 780
1R ETREN 132,747
EFIZRERN 53, 143
EE BRI R 26,909




BRESRCE LR
BfRSEt

EE

RITESZ IS
IJ25XA
BEaTISRA

SESEES 1 Q%W OMIEE
IJ5AA
BEaZ A

A ORRIVETEAEY
24,948
14, 677, 616
Y% 533, 015, 648
Y, 215, 815, 261
317, 200, 387
1Y% 533, 015, 648
179, 323, 477
324,709, 004
FIL 1.203
BIL 0.977

il3¥a (BASEDR)
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FAORRIVETEFIOVEEFa (BASEDR)

EmEtEE

20154 3 B31HICK T UIeEE

BN
FlFINE ORRBE38, 678 ) LIEERE)
FoilNa ORRBE106, 489 B LIERRE)
REINSE

=1

REERARA RN
RETB LU BN
RETRM
REERSLRM
BFIZRERIN
BRERCEIFLIRIM
RELATEREM

BRAGE

L=

KRS KL UEHER (8) :
EiRE (18) ¢
BilEESERE
SRS |
HNEBERS S LUBBLEZN
FTRA v av
HisRIRIE
FHifiiR (18) OFZEH) :
BifErswE
HNEEERES JUEBLEZN
SRS |
A Say
ST DFHEER
FISRIRIE & &K UFEFEE
EFSTHORBRE U fiEE DHhE

Y,

20, 169, 223
1,437, 426

21, 606, 649

3,107,044
293, 874
274,224
239, 652

68, 292
52,377
22,513

1,834

4,059, 810

17, 546, 839

6, 049, 941

(5, 051, 355)
(367, 167)

(7, 289, 416)

(6, 657, 997)

6,888, 173

(4, 886)
(1, 686, 338)
1,321,100

6, 518, 049

(139, 948)

%

17, 406, 891




AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD
AUD

AUD

pImy

15, 000, 000
8,000, 000
5,000, 000
7,000, 000
5, 000, 000

48,787

5,000, 000

63, 509
3,500, 000
13, 546
9,500, 000
3,000, 000

44,012
2,000, 000

183, 796

FAORRIETEFOVEEFa (BASEDR)

BERR
20154 3 A31H
HWEECHHD
i HE (%)

&% (92. 0%)

F—ZAKSU7 (62.5%)

15 (62. 5%)

Adani Abbot Point Terminal Pty, Ltd.
5.75% due 11/01/18 Y
AGL Energy, Ltd.

5.00% due 11/05/21

Ale Direct Property Trust

4.25% due 08/20/17

Alumina, Ltd.

5.50% due 11/19/19

AMP, Ltd.

6.27% due 09/29/49 (a), (b)

APT Pipelines, Ltd.

7.54% due 09/30/72 (b)

AusNet Services Holdings Pty, Ltd.
5.25% due 02/14/20

Atéstralia & New Zealand Banking Group,
Ltd.

5.03% due 06/20/22 (b)

Australian Gas Networks Vic 3 Pty, Ltd.
4.50% due 12/17/21

Australian Unity, Ltd.

5.81% due 04/14/16 (b)

Bank of Queensland, Ltd.

3.47% due 11/06/19 (b)

BHP Billiton Finance, Ltd.

3.00% due 03/30/20

Caltex Australia, Ltd.

6.82% due 09/15/37 (b)

7.25% due 11/23/18

Colonial Holding Co., Ltd.

5. 48% due 03/31/37 (b)
Commonwealth Bank of Australia

RIEATHE

15, 643, 890
8, 454, 464
5,117, 445
7,353,521
4,989,720
5,159, 225

5, 368, 160

6,547,778
3,611,934
1,376, 274
9,529, 450
2,978,022

4, 638, 865
2,264,970

18. 756, 382
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FAORRIVETEFIOVEEFa (BASEDR)

P2 S8 e A

AUD 171,728 3.31% due 12/24/15 (b) 17,310, 182

AUD 7,500,000 4.35% due 11/05/24 (b) 7,535,175
Crown Group Finance, Ltd.

AUD 2,000,000 4.50% due 11/18/19 2,057, 652
Crown Resorts, Ltd.

AUD 55, 000 6. 24% due 04/23/75 5,651, 635

AUD 83, 202 7.32% due 09/14/72 (b) 8,712,331
DEXUS Finance Pty, Ltd.

AUD 2,160,000 5.75% due 09/10/18 2,323, 966
Dexus Wholesale Property Fund

AUD 7,500,000 4.25% due 07/01/19 7,778,325
ETSA Utilities Finance Pty, Ltd.

AUD 2,750,000 4.14% due 10/09/17 (b) 2,772,852
General Property Trust

AUD 3,000,000 6.75% due 01/24/19 3,377,586
Glencore Australia Holdings Pty, Ltd.

AUD 5,000,000 4.50% due 09/19/19 5,167, 825
Global Switch Property Australia Pty, Ltd.

AUD 9,550, 000 6. 25% due 12/23/20 10, 668, 162
Holcim Finance Australia Pty, Ltd.

AUD 7,000, 000 3.75% due 03/19/20 7,045, 087
Incitec Pivot, Ltd.

AUD 8,740,000 5.75% due 02/21/19 9,321, 411
Insurance Australia, Ltd.

AUD 10, 280, 000 5.07% due 03/19/40 (b) 10, 574,923
Macquarie Bank, Ltd.

AUD 6,000,000 3.38% due 03/03/20 (b) 6. 005, 400

AUD 12,318 5.61% due 12/31/49 1,222, 364
Macquarie Finance, Ltd.

AUD 135, 478 3.96% due 01/29/49 10, 770, 501
Mirvac Group Finance, Ltd.

AUD 3,500,000 5.75% due 09/18/20 3,859, 380
National Australia Bank, Ltd.

AUD 235,359 3.88% due 06/29/49 18, 068, 746

AUD 10, 257 5.06% due 06/18/22 (b) 1,061, 322

National Capital Trust Il




AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD
AUD

AUD

AUD

AUD

A
18, 050, 000
155, 558
8,000, 000
6. 500, 000
34,985
33,457
39,098
40, 809

98,516
136, 880

20, 490

6. 000, 000

5,000, 000

541

3.18% due 01/29/49 (a), (b)

Origin Energy, Ltd.

6.27% due 12/22/71 (b)

Qantas Airways, Ltd.

7.50% due 06/11/21

Scentre Group Trust 1

4.50% due 09/08/21

Suncorp Group, Ltd.

5.17% due 11/22/23 (b)

Suncorp-Metway, Ltd.

3.08% due 05/29/49

Tabcorp Holdings, Ltd.

6.27% due 03/22/37 (b)

Tatts Group, Ltd.

5.79% due 07/05/19

Westpac Banking Corp.

4.62% due 08/22/23 (b)

5.07% due 08/23/22 (b)
Woolworths, Ltd.

5.57% due 11/24/36 (b)

HESE

FT—ARSUT7EE
(BBAER 323,266, 714 R L)
HF9 (1.1%)

& (1.1%)

Royal Bank of Canada

3. 34% due 02/10/20 (b)

#HESE

HhF9Est EBAEHR 6,000,000 R)L)
FU (1.0%)

& (1.0%)

Banco Santander Chile

4.50% due 03/13/17

#HESE

FUSE (BAER 4,992,623R)L)
IS5V (5.9%)

& (5.9%)

FAORRIETEFOVEEFa (BASEDR)

HEEICEHD
R (%)

AN i [

17,812, 426
15, 660, 024
8,935, 544
6,797,310
3,599, 432
2, 556, 784
4, 054, 306
4,251,726

10,011, 688
14,187,612

2,112,519

333, 054, 296

333, 054, 296

5,998, 092

5,998, 092

5,998, 092

5, 068, 555

5, 068, 555

5, 068, 555
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FAORRIVETEFIOVEEFa (BASEDR)

AUD
AUD

AUD

AUD

AUD
AUD

AUD

AUD
AUD

AUD

ok

10, 300, 000
15, 200, 000

5,000, 000

4,100, 000

2,000, 000
7,000, 000

4,000, 000

13, 700, 000
4,800, 000

85, 556

541

AXAS. A
4.06% due 12/29/49 (a), (b)
7.50% due 12/29/49 (a), (c)
BPCE S. A.
4.50% due 04/17/18
#HESE
IS5V AGET (BAEH 30,225, 749 R)L)
B& (2.5%)
EEMTERIIE (0.8%)
Bank of Tokyo-Mitsubishi UFJ, Ltd.
3.29% due 03/13/19 (b)
BEMTERIIESS
& (1.7%)
Sumitomo Mitsui Banking Corp.
3.03% due 09/04/17 (b)
3.24% due 04/07/20 (b)
HESE
BA&st BBAZEH 13,100, 000 RJL)
F3505 (4.3%)
& (4.3%)
ABN AMRO Bank NV
4.75% due 02/05/19
Swiss Reinsurance Co. via ELM BV
3.99% due 04/29/49 (a), (b)
7.64% due 12/29/49 (a), (c)
#HESE
FSvIEst (BAEM 21,499,925 R)L)
Za—I-3UR (1.4%)
15 (1. 4%)
Nufarm Finance NZ, Ltd.
6. 16% due 04/29/49
#HESE
—1-—-IJ-3SVREEH
(BBAZER 7,077,004 R L)
8BE (1.5%)
& (0.7%)

HEEICSHD

R (%)

AN i [

10, 195, 198
16,034, 176

5, 189, 760

31,419,134

31,419,134

4,102, 046

4,102, 046

1,997,270
7,006, 300

9, 003, 570

13, 105, 616

4,222,432

13, 504, 953
5, 136, 864

22, 864, 249

22, 864, 249

7,627,317

7,627,317

7,627,317




FAORRIETEFOVEEFa (BASEDR)

P2 S5 e AATEAiB

Korea South-East Power Co., Ltd.

AUD 3,500,000 5.75% due 09/25/20 3,872,995
HIESE 3, 872,995
EfE& (0.8%)
Export- Import Bank of Korea

AUD 4,000,000 3.47% due 05/21/20 4,000, 440
EfE&Et 4, 000, 440
BESE BBAER7,691,3158)L) 7,873, 435
AA 2R (1.9%)
& (1.9%)
Credit Suisse AG

AUD 5,000,000 3.18% due 11/14/17 (b) 4,999, 120

AUD 5,000,000 3.75% due 07/16/19 (b) 5,004, 770
HEGE 10, 003, 890
A XG5 BAEH 10, 000, 000 K)L) 10, 003, 890
RE (5.5%)
& (5.5%)
Lloyds Bank PLC

AUD 11, 085, 000 13.00% due 12/19/21 (c) 12,761, 950
R&R Ice Cream PLC

AUD 5,100, 000 8.25% due 05/15/20 5,011, 648
Royal Bank of Scotland PLC

AUD 10, 000, 000 13.13% due 03/19/22 (c) 11, 646, 930
HIESE 29, 420, 528
HESE BAER 29,227, 433R)L) 29, 420, 528
KE (4.4%)
& (4. 4%)
Bank of America Corp.

AUD 10, 000, 000 3.50% due 03/05/20 (b) 10, 037, 620
JPMorgan Chase & Co.

AUD 5,500,000 3.43% due 12/09/19 (b) 5,512, 606
Metropolitan Life Global Funding |

AUD 1,990, 000 4.50% due 10/10/18 2,084,519
Morgan Stanley

AUD 2,100,000 2.79% due 02/22/17 (b) 2,083,977

AUD 3,591,000 7.38% due 02/22/18 3,986, 800
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A ORRIVETEHEY

(@) XAf&E

ok

HE

22, 067
125, 764
44, 478
1,112
3,297
18,710

63,723

19, 152, 692

il¥a (BRASEDR)

541

HEGE

RESEE BAEHR 23,519,923 R)L)
f&5F5ET BBAER 476, 600, 686 K)L)
Bkl (5.2%)

F—ZXKSU7 (5.2%)

#]RIT (0. 4%)

National Australia Bank, Ltd.
wEEmY—EX (3.4%)
Goodman PLUS Trust

Macquarie Group, Ltd. (a), (b)
Preferred Capital, Ltd.

Westpac TPS Trust

ZAEESE (0.3%)

Seven Group Holdings, Ltd.

U—bk (1.1%)

Multiplex SITES Trust

F—RA S U7 EE BEAZER26, 381,970 R)L)
BN EET ((BAEH 26,381,970 R)L)
MMF (3. 6%)

F—ARSU7 (3.6%)

Goldman Sachs A$ Cash Reserves Fund
Class A

F—ANSUTEE

MMF (B8AEH 19,152, 692 KJL)
&I EET (BAERS22, 135, 348 RJL)
RESLUVZOMOEEZ LOSE(E

(b) 20154 3 A 31 BEROZEFT S5,
(c) 2015 & 3 A 31 HRRDZEEEHEZ.

HEEICEHD
R (%)

AN i [

23,705, 522

23,705, 522

490, 140, 634

2,185,516

12, 840, 504
4,598, 298
219,042
321,820

17,979, 664

1,643, 674

5,722,325

27,531,179

27,531,179

ML 19,152,692

19, 152, 692

19, 152, 692

100.7 BJL - 536, 824, 505
0.7) (3, 808, 857)

100. 0 )L 533, 015, 648
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FAORRIETEFOVEEFa (BASEDR)
20155 3 A3BIREDTYES| (EED (0.3) %) :

4

i

\ll
U

vay $E4R wmHAE B2kt SHE (8)
) Australian 10 Year Bond June Futures 20155 6 B (466) KU (1, 686, 338)

il

d

J

20156F 3 A31BIRED T 7 ¥ RUNIVAETESY (FMEEDO. 0%) :

B\ AYVI—=NN—F« BRI P =1=| bld) R Bl i (18) ST/ (48)

JPY  Brown Brothers Harriman & Co. 13,201,000 2015648 1H AUD 141, 651 RJU 2,439 R)L - RJL 2,439

JPY  Brown Brothers Harriman & Co. 28,773,000 20158£4H2H AUD 311, 679 2,379 - 2,379
NJIL 4,818 KL - RJL 4,818

20154F 3 A3BEIRAEDBE a I SADFEA T3y (WEED (0.1) %) :

] R bt |= | BETE L0 AV N RIE(THHE

Call - Japanese Yen vs. Australian Dollar B 9220 20154248178 25,000,000 RJL (312,85%) RIL - (179,667)
Call - Japanese Yen vs. Australian Dollar 93.05  2015%£4 8106 25,000, 000 (308, 903) (67,988)
Call - Japanese Yen vs. Australian Dollar 93.20 20154 B148 21,000, 000 (271, 403) (65, 994)
Call - Japanese Yen vs. Australian Dollar 93.20 20154 82185 27,000, 000 (307, 120) (115, 541)
Call - Japanese Yen vs. Australian Dollar 93.95 201545818 30,000,000 (394, 867) (113,003)
Call - Japanese Yen vs. Australian Dollar 94.00 201544 B28H 30,000, 000 (367, 039) (98, 895)

BIL (1,962, 188)  RIL - (641,088)
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94D - IRX—RK—rTFVF - IHF-T7UR

<fHERH>

LTFVR (FAURNIVECEFEVIES o (BADEL) ) MRENRELTVD [F40 - YRx—IR—hT 7
UZ - IP—=T7Y ] ORER Q015F1289H) & BT 7Y ROREEANMEBZOTEIEFIDT, HIT7VRD
F20HDRER 201644 B18H) RELCBIFZIAD - YR—IR—bTxUF - IP—T 72 ROBEAEEDANETE

EBR=I[CHBTHBHEWLE Ul

W51 - IR—K—bTxUF - IHY =T 72 ROFERTEHRIE

YN N
(201521052080 520164 4 H188F T)
g F 7t i
# 2] & & # 2] E
T E
572 EEESEEREESS 2016/2/29 1,300, 031
578 EEESEHRTESS 2016/3/28 1,200, 054
576 EEESEEREES 2016/3/22 1,050, 089
586 EEESEERGESS 2016/5/12 1,000, 337
562 EEEAEHREES 2016/4/18 1,000, 064
573 EEEIEEREESS 2016/3/7 800, 071
574 EEESEERTESS 2016/3/14 650, 026
579 EEESEERTES 2016/4/7 600, 033
567 ERESEERTESS 2016/2/8 600, 002
560 ERBAEHREES 2015/12/28 600, 000

(1) SBHEFFEULRE BEANFDEFSTINTHBIEEA).
(£2) BAKRBIFVIET,

WEAEERER
TEClE. 20165 4 A18BBREICSIFZT 4D - YRX—KR—bTxUHF - IYP—=T7 VK (64,709, 153F0O) DA

BT,

(WEA REE) K| (EE5)

20164 4 B18E1R1E
. - .. o i e Evssmﬁ T EARIRAE A L5
X 4 HOE & 5 Gl A= Eé"F%ﬁH% SeEbLE 2JeENLE Py—
FH FH % % % % %
EfETS 1,500, 000 1,500, 137 2.3 — — — 2.3
GE1) SEAMRIG, MEEREICHT 3HEOLE,
(C¥2) ZEEE. SHOBEDERMKBFIIB T,
Q)EA GIE®) nttE EEm5)
20164F 4 B18E5RAE
X B 8% 17 £ A % EFESE B =
% 3
EfEss 586 EEEEAES — 1,000, 000 1,000, 086 2016/05/12
588 EEEHAEES — 500, 000 500, 051 2016/05/16
o | BEWHE a8 |
T 1,500, 000 1,500, 137

() BARBEFIET,

23




FA4T - IRX—R—bTFVF - IF—T 7R
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