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0.8

KV

b
F
=4
(Tt

1, 083, 750

1,083, 750

1, 083, 750

1, 675, 800

3, 640, 000

5,315, 800

4, 610, 400

3, 737, 000

8, 347, 400

13, 663, 200

2,707, 500

491, 275

3,198, 775

3,198,775

14, 392, 950
4, 390, 400

18, 783, 350

18, 783, 350
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USD

USD

USD

USD
USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

3l

600, 000

2,000, 000

2, 550, 000

2, 500, 000
1, 500, 000

1, 000, 000

1, 000, 000

3, 000, 000

4, 150, 000

1, 200, 000

500, 000

1, 500, 000

765, 000

279, 000

5, 500, 000

1, 500, 000

3, 000, 000

3,000, 000

500, 000

1, 700, 000

2, 350, 000

- MEEICEDD
Banco BMG SA
9.63% due 03/27/17 0.1
Banco Bradesco SA
5.75% due 03/01/22 0.4
Banco BTG Pactual SA
5.75% due 09/28/22 0.4
Banco do Brasil SA
5.88% due 01/26/22 0.5
8.50% due 10/29/49 0.3
Banco Santander Brasil SA
4.63% due 02/13/17 0.2
Banco Votorantim SA
7.38% due 01/21/20 0.2
Braskem America Finance Co.
7.13% due 07/22/41 0.5
Centrais Eletricas Brasileiras SA
5.75% due 10/27/21 0.8
Cosan Overseas, Ltd.
8.25% due 11/29/49 0.2
Gerdau Holdings, Inc.
7.00% due 01/20/20 0.1
Itau Unibanco Holding SA
5.50% due 08/06/22 0.3
JBS Finance II, Ltd.
8.25% due 01/29/18 0.1
JBS USA LLC / JBS USA Finance, Inc.
7.25% due 06/01/21 0.1
Odebrecht Finance, Ltd.
7.13% due 06/26/42 1.0
Petrobras International Finance Co.
5.38% due 01/27/21 0.3
USJ Acucar e Alcool SA
9.88% due 11/09/19 0.6
Vale Overseas, Ltd.
6.88% due 11/21/36 0.6
Vale SA
5.63% due 09/11/42 0.1
Votorantim Cimentos SA
7.25% due 04/05/41 0.3
&S
TZVIvE

HF4 (0.5%)

#tf& (0.5%)

Pacific Rubiales Energy Corp.

7.25% due 12/12/21 0.5
&5

hFHE

F1 (0.5%)

1Effifi&

633, 000

1, 980, 000

2, 295, 000

2,431, 250
1, 623, 750

1, 045, 000

1, 060, 000

2,745, 000

4, 035, 875

1, 224, 000

543, 750

1, 434, 765

803, 250

290, 160

5, 032, 500

1, 498, 536

2, 910, 000

3, 056, 412

440, 794

1, 627, 750

36, 710, 792

36, 710, 792

2, 467, 500

2, 467, 500

2, 467, 500

11
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MEECHEDD A

TE  EffiEESFORE s (%) RIEATE

#1f& (0.5%)
Automotores Gildemeister SA

USD 1, 000, 000 8.25% due 05/24/21 0.1 865, 000
Banco Santander Chile

USD 1, 000, 000 3.88% due 09/20/22 0.2 932, 500
Inversiones CMPC SA

USD 950, 000 4. 38% due 05/15/23 0.2 885, 875
&5 2,683, 375
F &t 2,683, 375
hE (9.7%)
& (9.7%)
Agile Property Holdings, Ltd.

USD 8, 100, 000 9.88% due 03/20/17 1.7 8, 829, 000
China Automation Group, Ltd.

USD 3, 200, 000 7.75% due 04/20/16 0.6 3, 200, 000
China Lesso Group Holdings, Ltd.

USD 350, 000 7.88% due 05/13/16 0.1 367, 500
China Oriental Group Co., Ltd.

USD 1, 700, 000 7.00% due 11/17/17 0.3 1, 661, 750
China Shanshui Cement Group, Ltd.

USD 1, 500, 000 8.50% due 05/25/16 0.3 1, 545, 000

USD 500, 000 10. 50% due 04/27/17 0.1 540, 000
Country Garden Holdings Co., Ltd.

USD 10, 000, 000 7.25% due 04/04/21 1.9 9, 925, 000

USD 4, 000, 000 7.50% due 01/10/23 0.8 3, 856, 832
Franshion Development, Ltd.

USD 4, 600, 000 6.75% due 04/15/21 0.9 4, 663, 250
Kaisa Group Holdings, Ltd.

USD 5, 400, 000 12. 88% due 09/18/17 1.2 6, 102, 000
KWG Property Holding, Ltd.

USD 2, 000, 000 13.25% due 03/22/17 0.5 2, 335, 000
Longfor Properties Co., Ltd.

USD 1, 000, 000 6.88% due 10/18/19 0.2 1, 017, 500

USD 1, 000, 000 9.50% due 04/07/16 0.2 1, 066, 250
Sunac China Holdings, Ltd.

USD 2, 000, 000 12.50% due 10/16/17 0.4 2, 250, 000
Yuzhou Properties Co., Ltd.

USD 2, 500, 000 11. 75% due 10/25/17 0.5 2,803, 125
&S 50, 162, 207
hEE 50, 162, 207
aOYE7 (1.8%)
i (1.8%)
Banco Davivienda SA

USD 1, 000, 000 5.88% due 07/09/22 0.2 945, 000
Bancolombia SA

USD 4, 700, 000 6.13% due 07/26/20 0.9 4, 829, 250

12
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USD

USD

USD

USD

USD

USD

USD

USD

USD

3l

4, 000, 000

2, 500, 000

1, 800, 000

2,000, 000

1, 400, 000

5, 350, 000

4, 000, 000

3, 500, 000

785, 000

EffiEESF DEAHE

Grupo Aval, Ltd.

4.75% due 09/26/22

HfEE

aarE7E

azxaY%h (0.5%)

#f& (0.5%)

Instituto Costarricense de Electricidad
6.95% due 11/10/21

&5

azX4&1HhE

oa7F7 (0.8%)

& (0.4%)

Agrokor dd

8.88% due 02/01/20

&5

EfE (0.4%)

Croatia Government International Bond
6.38% due 03/24/21

[E {5t

a7 F7E

NIZAHHME (1.4%)

itfE (0.3%)

AES Andres Dominicana, Ltd. / Itabo Dominicana, Ltd.
9.50% due 11/12/20

- fEE

EfE (1.1%)

Dominican Republic International Bond
7.50% due 05/06/21

[E &5t

NI ZHHFMEE

IJT7RIL (0.8%)

EE (0.8%)

Ecuador Government International Bond
9.38% due 12/15/15

[E &5t

I 7 RNIVEE

TILHILINRIL (0.7%)

Eff (0.7%)

El Salvador Government International Bond
7.65% due 06/15/35

[E f&ET

TILHILISKNIVEE

JIWST (0.4%)

& 0.2%)

Georgian Railway JSC

7.75% due 07/11/22

1 fEEt

EfE (0.2%)

MEEICHDD

& (%)

0.7

0.5

0.4

0.4

0.3

1.1

0.8

0.7

0.2

1Effifi&

3, 655, 000

9, 429, 250

9, 429, 250

2, 587, 500

2, 587, 500

2, 587, 500

1, 917, 900

1,917,900

2, 072, 000

2,072, 000

3,989, 900

1, 478, 750

1, 478, 750

5, 751, 250

5,751, 250

7,230, 000

4, 200, 000

4,200, 000

4,200, 000

3, 517, 500

3,517,500

3,517, 500

824, 250

824, 250

13
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MEECHEDD A

TE  EffiEESFORE A (%) RIEATE
=R =] {*]

Georgia Government International Bond

USD 1, 000, 000 6. 88% due 04/12/21 0.2 1, 073, 750
EEEt 1,073, 750
g 7Et 1, 898, 000
K1Y (0.2%)
& (0.2%)
Rearden G Holdings EINS GmbH

USD 1, 000, 000 7.88% due 03/30/20 0.2 1, 043, 750
&S 1,043, 750
N1 VET 1,043, 750
Hi—7F (0.5%)
EfE (0.5%)
Republic of Ghana

USD 714, 161 7.88% due 08/07/23 0.2 698, 985

USD 1, 523, 000 8.50% due 10/04/17 0.3 1, 641, 033
EfEEt 2, 340, 018
H—F&t 2, 340, 018
&% (1.5%)
& (1.5%)
Bank of East Asia, Ltd.

USD 560, 000 8.50% due 11/29/49 0.1 632, 800
China Oil & Gas Group, Ltd.

USD 700, 000 5.25% due 04/25/18 0.2 694, 750
Road King Infrastructure Finance 2012, Ltd.

USD 2, 000, 000 9.88% due 09/18/17 0.4 2, 205, 000
Shimao Property Holdings, Ltd.

USD 2, 000, 000 6.63% due 01/14/20 0.4 1, 930, 000

USD 2, 000, 000 11. 00% due 03/08/18 0.4 2, 230, 000
&S 7,692, 550
EHHEE 7,692, 550
NHY— (1.9%)
& (0.7%)
Magyar Export-Import Bank Zrt

USD 3, 500, 000 5.50% due 02/12/18 0.7 3, 554, 607
&S 3, 554, 607
EfF (1.2%)
Hungary Government International Bond

USD 6, 000, 000 7.63% due 03/29/41 1.2 6, 417, 450
EfEEt 6, 417, 450
NCHYY—E 9, 972, 057
128 (2.4%)
fE (2.4%)
ICICI Bank UK Plc.

USD 1, 533, 000 6.38% due 12/29/49 0.3 1, 349, 040
ICICI Bank, Ltd.

USD 2, 000, 000 6. 38% due 04/30/22 0.3 1, 900, 000

USD 1, 000, 000 7.25% due 08/29/49 0.2 925, 000

IDBI Bank, Ltd.

14
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USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

3l

500, 000

7,900, 000

600, 000

550, 000

4, 000, 000

4, 000, 000

500, 000

3,000, 000

3, 000, 000

1, 200, 000

2,000, 000

5, 500, 000

4, 000, 000

1, 700, 000

EffiEESF DEAHE

4.38% due 03/26/18

Vedanta Resources Plc.

8.25% due 06/07/21

1 fEEt

1> NEt

18227 (1.8%)

itfE (1.8%)

Adaro Indonesia PT

7.63% due 10/22/19

Gajah Tunggal Tbhk PT

7.75% due 02/06/18

Majapahit Holding BV

7.25% due 06/28/17

Pertamina Persero PT

6.50% due 05/27/41

Star Energy Geothermal Wayang Windu, Ltd.
6.13% due 03/27/20

- fEE

1> x> 7E

1757 (0.5%)

EfE (0.5%)

Republic of Traq

5.80% due 01/15/28

[E &5t

1275

TAIIUR (3.1%)

& 3.1%)

0JSC Novolipetsk Steel via Steel Funding, Ltd.
4.95% due 09/26/19

SCF Capital, Ltd.

5.38% due 10/27/17

Uralkali OJSC via Uralkali Finance, Ltd.
3.72% due 04/30/18

Vimpel Communications Via VIP Finance Ireland, Ltd.
0JSsC

7.75% due 02/02/21

VTB Bank OJSC via VTB Eurasia, Ltd.
9.50% due 12/29/49

A fEEt

7AIVZ > NE

s (0.3%)

EE (0.3%)

Jordan Government International Bond
3.88% due 11/12/15

[E &5t

NP

HYFT724>2 (1.4%)

#E (1.3%)

MEEICHDD

& (%)
0.1

1.5

0.1
0.1
0.8
0.7

0.1

0.5

0.6
0.2

0.4

1.1

0.8

0.3

RIEAifE
487,130

7,919, 750

12, 580, 920

12, 580, 920

630, 750

536, 250

4, 395, 000

3, 460, 000

462, 500

9, 484, 500

9, 484, 500

2, 523, 750

2,523, 750

2,523, 750

2,943, 750

1, 212, 000

1, 920, 000

5,891, 875

4, 360, 000

16, 327, 625

16, 327, 625

1, 712, 750

1,712,750

1,712,750

15
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MEECHEDD A

TE  EffiEESFORE A (%) RIEATE
=R =] {*]

Halyk Savings Bank of Kazakhstan JSC

USD 4, 210, 000 7.25% due 01/28/21 0.9 4, 431, 025
Kazakhstan Temir Zholy Finance BV

USD 1, 000, 000 6.95% due 07/10/42 0.2 997, 500
Zhaikmunai LLP

USD 1, 200, 000 7.13% due 11/13/19 0.2 1, 251, 000
&S 6, 679, 525
EfF (0.1%)
Kazatomprom Natsionalnaya Atomnaya Kompaniya AO

USD 500, 000 6.25% due 05/20/15 0.1 521, 875
EfEEt 521, 875
R S o 7,201, 400
LN 2 (1.0%)
EfE (1.0%)
Lebanon Government International Bond

USD 5, 600, 000 6.10% due 10/04/22 1.0 5, 432, 000
EfEEt 5, 432, 000
LN UE 5, 432, 000
Wow>TIVT (8.2%)
1tfE (8.2%)
ALROSA Finance SA

USD 4, 500, 000 7.75% due 11/03/20 1.0 5, 017, 500
CSN Resources SA

USD 500, 000 6.50% due 07/21/20 0.1 500, 000
Evraz Group SA

USD 2, 000, 000 9.50% due 04/24/18 0.4 2, 195, 000
Minerva Luxembourg SA

USD 2, 000, 000 7.75% due 01/31/23 0.4 1, 960, 000
MOL Group Finance SA

USD 4, 000, 000 6.25% due 09/26/19 0.8 4, 080, 000
Russian Agricultural Bank OJSC Via RSHB Capital SA

USD 5, 000, 000 6.00% due 06/03/21 1.0 5, 131, 250
Sberbank of Russia Via SB Capital SA

USD 4, 000, 000 5.13% due 10/29/22 0.7 3, 790, 000
Severstal OAO Via Steel Capital SA

USD 2, 000, 000 5.90% due 10/17/22 0.4 1, 930, 000

USD 3, 000, 000 6.70% due 10/25/17 0.6 3, 217, 500
TMK OAO Via TMK Capital SA

USD 3, 000, 000 6.75% due 04/03/20 0.5 2, 910, 000

USD 1, 500, 000 7.75% due 01/27/18 0.3 1, 565, 625
VTB Bank OJSC Via VTB Capital SA

USD 2, 500, 000 6.55% due 10/13/20 0.5 2, 643, 750

USD 7, 500, 000 6.95% due 10/17/22 1.5 7, 640, 625
&S 42,581, 250
W TIVTE 42, 581, 250

A% (4.7%)
& 4.7%)
BBVA Bancomer SA

16
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USD
USD

USD

USD

USD

USD

USD

USD

USD

USD
USD

USD

USD

USD
USD

USD

USD

USD

3l

2,000, 000
1, 500, 000

6, 500, 000

4,709, 000

1, 450, 000

2,000, 000

2,000, 000

3,000, 000

8, 307, 000

4, 000, 000
4, 000, 000

1, 950, 000

2,000, 000

1, 000, 000
1, 000, 000

1, 000, 000

1, 500, 000

1, 000, 000

EffiEESF DEAHE

6.50% due 03/10/21

6.75% due 09/30/22

Cemex Finance LLC

9.38% due 10/12/22

Cemex SAB de CV

9.00% due 01/11/18
Controladora Mabe SA de CV
7.88% due 10/28/19
Empresas ICA SAB de CV
8.90% due 02/04/21

Grupo KUO SAB de CV
6.25% due 12/04/22
Mexichem SAB de CV

6.75% due 09/19/42

- fEE

P 2=

E2OIL (2.9%)

EfE (2.9%)

Development Bank of Mongolia LLC
5.75% due 03/21/17

Mongolia Government International Bond
4.13% due 01/05/18

5.13% due 12/05/22

[E &5t

T dJVE

F42 U7 (0.4%)

EfE (0.4%)

Nigeria Government International Bond
6.75% due 01/28/21

[E &5t

F4T ) T7E

NExZ52>2 (0.3%)

EfE (0.3%)

Pakistan Government International Bond
7.88% due 03/31/36

[E &t

INXZX A

~NI— (1.0%)

fE (1.0%)

Banco de Credito del Peru
6.13% due 04/24/27

6.88% due 09/16/26

BBVA Banco Continental SA
5.00% due 08/26/22

Corp. Azucarera del Peru SA
6. 38% due 08/02/22

Volcan Compania Minera SAA
5.38% due 02/02/22

MEEICHDD

& (%)
0.4
0.3
1.4
1.0
0.3
0.4

0.4

0.5

1.5

0.7
0.7

0.4

0.3

0.2
0.2

0.2
0.2

0.2

RIEAifE

2, 100, 000
1, 584, 375

7,198, 750
5, 156, 355
1, 602, 250
1, 910, 000
2, 020, 000

2, 760, 000

24,331,730

24, 331,730

7, 808, 580

3, 640, 000
3, 360, 000

14, 808, 580

14, 808, 580

2, 106, 000

2,106, 000

2,106, 000

1, 640, 000

1, 640, 000

1, 640, 000

1, 010, 000
1, 040, 000

980, 000

1, 395, 000

930, 000
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USD

USD

USD

USD

USD

USD
USD

USD

USD

o

3,000, 000

6, 000, 000

2,400, 000

1, 000, 000

10, 517, 000

5, 500, 000
4, 900, 000

400, 000

1, 000, 000

SATHEENAA > HL - TTX]

EffiEESF DEAHE

Al

~IV—5t

a>7 (0.6%)

1tfE (0.6%)
VimpelCom Holdings BV
7.50% due 03/01/22
&S

o> 7t

®IVET (1.2%)

EfE (1.2%)

Republic of Serbia
7.25% due 09/28/21
Edliy

+IVET7E

SUHR=IL (0.7%)
itfE (0.7%)

Berau Capital Resources Pte, Ltd.
12.50% due 07/08/15
Yanlord Land Group, Ltd.
9.50% due 05/04/17

1 fEEt

2o HAR—IVE
ZUS>H (3.9%)
1tfE (2.0%)

Bank of Ceylon

6.88% due 05/03/17

1 fEEt

EfE (1.9%)

Sri Lanka Government International Bond
5.88% due 07/25/22
6.25% due 07/27/21

[E &5t

2UZ o hE

BE 0.1%)

& (0.1%)
Chinatrust Commercial Bank Hong Kong
5.63% due 03/29/49

1 fEEt

BEEt

24 (0.2%)

& (0.2%)

Bangkok Bank PCL
9.03% due 03/15/29

1 fEEt

21 &t

rMra (5.7%)

& (5.7%)

Akbank TAS

MEEICHDD

& (%)

0.6

1.2

0.5

0.2

2.0

1.0
0.9

0.1

0.2

— IR

RIEAifE
5, 355, 000

5, 355, 000

3,127, 500

3, 127, 500

3, 127, 500

6, 270, 000

6, 270, 000

6, 270, 000

2,532, 000

1, 070, 000

3,602, 000

3,602, 000

10, 569, 585

10, 569, 585

5, 060, 000
4, 704, 000

9, 764, 000

20, 333, 585

399, 000

399, 000

399, 000

1, 243, 825

1, 243, 825

1,243, 825
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USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD

USD
USD
USD

3l

5, 000, 000

5, 000, 000

7,600, 000

7,000, 000

6, 500, 000

500, 000

3, 800, 000

3, 200, 000

19, 000, 000

2,400, 000

1, 300, 000

2,500, 000

21, 000, 000

6, 500, 000
20, 500, 000
14, 000, 000

EffiEESF DEAHE

6.50% due 03/09/18
Turkiye Garanti Bankasi AS
6.25% due 04/20/21
Turkiye Is Bankasi

6.00% due 10/24/22
Turkiye Vakiflar Bankasi Tao
6.00% due 11/01/22

Yapi ve Kredi Bankasi AS
5.50% due 12/06/22

1t fEEt

[\P%= k4

797747F (4.5%)

itfE (1.3%)

DP World, Ltd.

6.85% due 07/02/37
Oschadbank Via SSB #1 Plc.
8.25% due 03/10/16

Ukreximbank Via Biz Finance Plc.

8.38% due 04/27/15
ifEst
EfE (3.2%)

Financing of Infrastrucural Projects State Enterprise

9.00% due 12/07/17
[E &5t

7924 FE

%EE (0.7%)

& (0.7%)

Afren Plec.

10. 25% due 04/08/19
Fresnillo Ple.

5.50% due 11/13/23
&S

EEE

KE (0.5%)

#tf& (0.5%)
Southern Copper Corp.
7.50% due 07/27/35
- fEE

KEE

NZZXIZ (13.3%)
1tfE (9.3%)
Petroleos de Venezuela SA
8.50% due 11/02/17
Petroleos de Venezuela SA
9.00% due 11/17/21
9.75% due 05/17/35
12. 75% due 02/17/22
1 fEEt

MEEICHDD

& (%)
1.0

1.0
1.4
1.2

1.1

0.1
0.6

0.6

3.2

0.5

0.2

0.5

3.2

0.9
2.8
2.4

RIEAifE
5, 337, 500

5, 081, 250
7, 030, 000
6, 317, 500

5, 646, 875

29,413,125

29, 413,125

497, 500

3,287, 000

2, 880, 000

6, 664, 500

16, 553, 750

16, 553, 750

23, 218, 250

2, 784, 000

1, 275, 625

4, 059, 625

4, 059, 625

2,577, 673

2,577,673

2,577,673

16, 695, 000

4, 680, 000
14, 247, 500
12, 495, 000

48, 117, 500
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EfE (4.0%)
Venezuela Government International Bond
USD 17, 000, 000 9.25% due 05/07/28 2.3 11, 985, 000
USD 3, 000, 000 9.38% due 01/13/34 0.4 2, 130, 000
USD 5, 000, 000 11. 95% due 08/05/31 0.8 4, 087, 500
USD 3, 000, 000 12. 75% due 08/23/22 0.5 2, 722, 500
EfEEt 20, 925, 000
NEZXITE 69, 042, 500
NhF L (1.4%)
FtfE (0.9%)
Vietnam Joint Stock Commercial Bank for Industry & Trade
USD 4, 255, 000 8.00% due 05/17/17 0.9 4, 393, 289
&S 4, 393, 289
EfE (0.5%)
Vietnam Government International Bond
USD 1, 000, 000 6.75% due 01/29/20 0.2 1, 077, 501
USD 1, 500, 000 6.88% due 01/15/16 0.3 1, 603, 126
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