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L] =S 3783 553853 553983 554088 FEA1H 54288
(A) o3I 68, 166, 376M 68, 037, 185 68, 650, 250 68, 764, 207M 64, 348, 636/ 61,614, 9970
ELNGERA 68, 160, 760 68, 030,918 68, 644, 184 68, 760, 582 04,348, 522 61,614,997
SEFE 5,616 6, 267 6,075 3,625 114 —
(B) Bl ERER 52,263,685 |~ 33,938,511 | 2 1,232,119,701 | A 213,910,195 655,036,181 | A 98,275,956
Pl ki 54,152,082 6,378,254 5,648, 067 8,127,567 064, 894, 400 4,355,670
EE A 1,888,397 | & 40,316,765 | A1,237,767,768 | & 222,037,762 | A& 9,858,219 | A 102,631,626
(C) SEEERME A 14,594,229 |~ 14,985,947 | A 15,127,823 | & 13,303,394 | & 12,512,367 | & 13,836,207
(D)=fpiEmE (A+B+C) 105, 835, 832 19,112,727 | A1,178,597,265 | & 158,449, 382 706,872,450 | ~ 50,497,166
(E) mifprEtiis e £2,179,558,983 | 2 2,074,641,773 | A 2,078,327,651 | A 3,237,391,302 | & 3,356,091,948 | A 2,639,590, 952
(F)ENEEEEIsEE 634, 550, 291 618,741, 157 610, 190, 543 596, 275, 964 579, 220, 358 566, 129, 841
() ( 716,156,627) |( 700,335,256) |(  692,058,955) |(  678,460,130) |(  662,389,917) |( 649,205 771)
(FERIEmEZE) (A 81,606,330) |(& 81,594,099 |(A  81,868,412) |(&  82,184,166) |(&  83,169,559) |(& 83,075, 930)
(G)&8t (D+E+F) A01,439,172,860 | A 1,436,787,889 | A 2,646,734,373 | A 2,799,564,720 | A 2,069,999, 140 | A 2,123,958, 277
(H)R&@EHEE A 50,968,806 | & 49,798,246 | A 49,179,946 |~ 48,180,366 |~ 46,985,685 | A 46,019,635
REREHIERE (G+H) | 21,490,141,666 | 2 1,486,586,135 | 2 2,695,914,319 | A 2,847,745,086 | & 2,116,984,825 | A 2,169, 977,912
BEFtERERE 634, 550, 291 618,741,157 610, 190, 543 596, 275, %64 579,220, 358 566, 129, 841
(Bc3FAE=E) ( 716,156,627) |( 700,335,250) |(  692,058,955) |(  678,460,130) |(  662,389,917) |( 649,205 771)
(FEEIEEHER) (& 81,606,336) |(& 81,594,099 |(& 81,868,412 |(&  82,184,166) |(&  83,169,559) |(&  83,075,930)
DECEEBIEILE 1,046, 196, 901 1,024, 806, 202 1,016, 006, 809 1,002,171, 113 992, 828, 029 973,739, 842
s A3,170,888,858 | A3,130,133,494 | A 4,322, 111,671 | & 4,446,192,163 | & 3,689,033,212 | & 3,709, 847,595

(E1) (SEEEHMEICIHSEERMICN T 2 BEHFEIEEZSHTRRULTCBIET,
(X2) ENEFEEREE LS. EBNEERLTALOEREZV. TAZ TOBEFERE LT, LO25GEFMEE U TUEENET,
(E3) WHHEEDSTERRF NEHEEDEEE (&) | ORZSR.

BRRDEE D ERIE (F558)

JE =l 5375 55385 5395 5405 F41H 554288
(a) BEERLOECSFNGT 59, 906. 9694 53, 052, 223 53,523, 116M 55, 461, 192F4 63, 228, 9694 47,778, 599
(b) RERREROBMISTESER 0 0 0 0 0 0
(c) WNisES 716, 156, 627 700, 335, 256 692, 058, 955 678, 460, 130 662, 389,917 649, 205, 771
(d) DEHEREL S 1,037, 258, 738 1,021, 552, 225 1,011, 663, 639 994, 890, 287 976, 584, 745 971,980, 878
(e) HHADECNSEE (a+b+c+d) | 1,813,322,334 1,774,939, 704 1,757,245, 710 1,728, 811,609 1,702, 203, 631 1,668, 965, 248
(f) ks 50, 968, 806 49,798, 246 49,179, 946 48,180, 366 46, 985, 685 46,019, 635
(g) BHBEHDECHRE (e—f) | 1,762 353,528 1,725,141, 458 1,708, 065. 764 1,680, 631, 243 1,655, 217, 946 1,622,945, 613
(h) ZEHERON 16,989, 602, 03601 | 16,599, 415, 44600 | 16, 393, 315, 35200 | 16, 060, 122, 22800 | 15,661, 895, 05007 | 15, 339, 878, 50500




FAORRIETEANEVIEFD 7 VK —FROEEIERE -

N = 2 B = o & & 5 €
S37H] | SE30E] | GE0ER | SAOM | BAVER | &4
\'L
1208V AEE 35 309 30 309 309 309
& @) (9.123/) | (9,104M) | (8,355M) | (8.227F) | (8.648M) | (8,585M)
@< NEEBEREI—A>ZCHHOADES |IENERE. L2 ( ) NOEEMRBECE SV TEHNICBIREWVNLE U,

DEEOFEH_EOEIRWICOVT

- DERICE. FHRBVERD [EEsblE] & EFRIRVERD [TALRE $Floits) | h'oUFEd,

- DESE SR OEEMIBENMER TR EBEFCFERTAZ L2 B5(1C1F. DESOLENMLENESEBUET,

- DEE SR OEEMBNMERITAZ FO2HEICIE. NE2HHDEN MRS (FRINES). B DEIEENEETI .
- TAIRE BRINES) IRELUCESE. DESHEERICHIFTZELOEHEDOERTAN SUZTAILRS ERINES)
EEBRUTCEENY. ZDROECDZREDBERITAEFUFT,

- EEHBEEICOVTIE. 20.315% (FifS#15%. EENSFRIATER0. 315% S K UHAH 5 %) DFZKIC K DIFERRBUNTTIEDN.
BERBFENMERAINE T, Bd. BEPSZETHL. PEDBERFCIFHREER EXZROBERED Y FEA.) Z&IR
TBHEDTEFD,

GEANDZRHEDBE. HEHIERUET,

cFEEPWESNIEBEEICIE. LEEORBHEBICHRDENDIFT, <HULLIF, RERLEICBBELEHhEL T,

- SR EDEIRVDFERIC DEF L TIF. HBHEFIREICCHEIBIND CEEDEDLET,

LT 7V RFDEREIEFHFE NI SA (Z—1) | BERUFRHEEPBEREEFHGE [V2Z2Z7N | SA] OBRANRT
T, FFEROREICHIFBEIRWVIC DV TIFERFEARRICHRENEHhE LT,
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FAUORRIVETEANEVIESFD 7V K —FESESRRE -

4T« FUEP L+ FSAK=9A4D « F—ZAK5U7 -
NAAVAL - EF2VUFT4—X-T7UR

LTFYR (TAUORRIBRTCEFQVIS D 7V K —FPROESRRI-) BT AV VEOHEREEE [91
D FPUIFP L bSA=IAT - F—=ANSUT - NAAVAL - EF2UT 4 —X - TPV ] OZHIEFICE
BUTHIFET, LTORBEF—EDIEBZREINTCDI SR ZGELTHEIET, BH. 7S5 ARIDEEHEBD(CH
WC 490 FUZTP L bSAM=FAT - F—=XSUT - NAAVAL-LF2UT4—X - T7YUR] &
[DSAA]l EXRELTHBUET,

(F) 20166 4 B18BIRRCAF U O 3EADIRnZBE#H L TH I F T,

(RRILET)
= EPOEEES
20154 3 A31d
aE
LB DNIEME (EAZR522, 135, 348 ML) N 536, 824, 505
Re 1,231,197
BETERNICL IR 4,818
FIN
FHEH DR EIES 5, 455, 700
FE 3,411, 470
fols 1,471
FRTUNT 4 TEARORNEEEHLE 703, 674
ZDOEE 60, 429
BEast 547, 693, 264
=1
FHEA SV 3 VORIEME (ZEUIT L1, 962, 188 R)L) 641, 088
R
BB DRBEES 12,616, 112
BT RN 583, 741
BREH DD 458, 148
RETH KU ETRRIN 140, 780
RETREN 132,747




CASER U
REEMSA RN
BERESMAIES IR
BfRSEt

EE

%17 lﬁu].—t#ﬁ
IJ5AA
BEaTISA

A 1 OS ) OHEE
ISR A
WEoTI SR

FAORRIVETEFIOVESF T 7V R

- lu\ﬁﬁEQ; j__gg -

53,143
26,909
24,948

14, 677, 616

Y%

533, 015, 648

Y

215, 815, 261
317, 200, 387

1Y%

533, 015, 648

BIL
Y

179, 323, 477
324,709, 004

1.203
0.977
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FAUORRIVETEANEVIESFD 7V K —FESESRRE -
BEREtEE
20154 3 B31HICK T UIeEE
BN
FlFINE ORRBE38, 678 ) LIEERE) Y 20, 169, 223
BeBURes ORERA106, 489 ) LIERRE) 1,437, 426
REINSE 21, 606, 649
=1
REERARA RN 3,107, 044
BB XU ETRREN 293, 874
RETRM 274,224
REERSLRM 239, 652
BFIZRERIN 68, 292
BRERCEIFLIRIM 52,377
REE LM 22,513
SRk 1,834
BRAGE 4,059, 810
L= 17, 546, 839
KRS LUGHEE (18 :
RiEm (18) :
BIMEESRE 6. 049, 941
FRLS | (5,051, 355)
NERBISG BRI RBLERN (367, 167)
oA S a3y (7,289, 416)
fisRIRE (6, 657, 997)
Ml (8) DMZEE):
Bz E 6. 888,173
NERBRES KU RBRERN (4, 886)
FYELS | (1, 686, 338)
FTEA SV ay 1,321,100
FHE R DFIZEE) 6, 518, 049
FISRIRIR S & UHETHEE (139, 948)
KIFEENDFERE T MBEDHIE 1Y 17, 406, 891




AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD
AUD

AUD

pImy

15, 000, 000
8,000, 000
5,000, 000
7,000, 000
5, 000, 000

48,787

5,000, 000

63, 509
3,500, 000
13, 546
9,500, 000
3,000, 000

44,012
2,000, 000

183, 796

FAUORRIVETEANEVIESD 7 VK —FRHEEIERE -

BERR
20154 3 A31H
HWEECHHD
i HE (%)

&% (92. 0%)

F—ZAKSU7 (62.5%)

15 (62. 5%)

Adani Abbot Point Terminal Pty, Ltd.
5.75% due 11/01/18 Y
AGL Energy, Ltd.

5.00% due 11/05/21

Ale Direct Property Trust

4.25% due 08/20/17

Alumina, Ltd.

5.50% due 11/19/19

AMP, Ltd.

6.27% due 09/29/49 (a), (b)

APT Pipelines, Ltd.

7.54% due 09/30/72 (b)

AusNet Services Holdings Pty, Ltd.
5.25% due 02/14/20

Atéstralia & New Zealand Banking Group,
Ltd.

5.03% due 06/20/22 (b)

Australian Gas Networks Vic 3 Pty, Ltd.
4.50% due 12/17/21

Australian Unity, Ltd.

5.81% due 04/14/16 (b)

Bank of Queensland, Ltd.

3.47% due 11/06/19 (b)

BHP Billiton Finance, Ltd.

3.00% due 03/30/20

Caltex Australia, Ltd.

6.82% due 09/15/37 (b)

7.25% due 11/23/18

Colonial Holding Co., Ltd.

5. 48% due 03/31/37 (b)
Commonwealth Bank of Australia

RIEATHE

15, 643, 890
8, 454, 464
5,117, 445
7,353,521
4,989,720
5,159, 225

5, 368, 160

6,547,778
3,611,934
1,376, 274
9,529, 450
2,978,022

4, 638, 865
2,264,970

18. 756, 382

16
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P2 S8 e A

AUD 171,728 3.31% due 12/24/15 (b) 17,310, 182

AUD 7,500,000 4.35% due 11/05/24 (b) 7,535,175
Crown Group Finance, Ltd.

AUD 2,000,000 4.50% due 11/18/19 2,057, 652
Crown Resorts, Ltd.

AUD 55, 000 6. 24% due 04/23/75 5,651, 635

AUD 83, 202 7.32% due 09/14/72 (b) 8,712,331
DEXUS Finance Pty, Ltd.

AUD 2,160,000 5.75% due 09/10/18 2,323, 966
Dexus Wholesale Property Fund

AUD 7,500,000 4.25% due 07/01/19 7,778,325
ETSA Utilities Finance Pty, Ltd.

AUD 2,750,000 4.14% due 10/09/17 (b) 2,772,852
General Property Trust

AUD 3,000,000 6.75% due 01/24/19 3,377,586
Glencore Australia Holdings Pty, Ltd.

AUD 5,000,000 4.50% due 09/19/19 5,167, 825
Global Switch Property Australia Pty, Ltd.

AUD 9,550, 000 6. 25% due 12/23/20 10, 668, 162
Holcim Finance Australia Pty, Ltd.

AUD 7,000, 000 3.75% due 03/19/20 7,045, 087
Incitec Pivot, Ltd.

AUD 8,740,000 5.75% due 02/21/19 9,321, 411
Insurance Australia, Ltd.

AUD 10, 280, 000 5.07% due 03/19/40 (b) 10, 574,923
Macquarie Bank, Ltd.

AUD 6,000,000 3.38% due 03/03/20 (b) 6. 005, 400

AUD 12,318 5.61% due 12/31/49 1,222, 364
Macquarie Finance, Ltd.

AUD 135, 478 3.96% due 01/29/49 10, 770, 501
Mirvac Group Finance, Ltd.

AUD 3,500,000 5.75% due 09/18/20 3,859, 380
National Australia Bank, Ltd.

AUD 235,359 3.88% due 06/29/49 18, 068, 746

AUD 10, 257 5.06% due 06/18/22 (b) 1,061, 322

National Capital Trust Il




FAUORRIVETEANEVIESD 7 VK —FRHEEIERE -

P2 S5 e AATEAiB

AUD 18, 050, 000 3.18% due 01/29/49 (a), (b) 17,812, 426
Origin Energy, Ltd.

AUD 155, 558 6.27% due 12/22/71 () 15, 660, 024
Qantas Airways, Ltd.

AUD 8,000,000 7.50% due 06/11/21 8,935, 544
Scentre Group Trust 1

AUD 6,500,000 4.50% due 09/08/21 6,797,310
Suncorp Group, Ltd.

AUD 34,985 5.17% due 11/22/23 (b) 3,599, 432
Suncorp-Metway, Ltd.

AUD 33,457 3.08% due 05/29/49 2,556, 784
Tabcorp Holdings, Ltd.

AUD 39,098 6.27% due 03/22/37 (b) 4,054, 306
Tatts Group, Ltd.

AUD 40, 809 5.79% due 07/05/19 4,251,726
Westpac Banking Corp.

AUD 98,516 4.62% due 08/22/23 (b) 10,011, 688

AUD 136, 880 5.07% due 08/23/22 (b) 14,187,612
Woolworths, Ltd.

AUD 20, 490 5.57% due 11/24/36 (b) 2,112,519
HESE 333, 054, 296

—_ S ) 7es

AR 35 266, 714K L) 333, 054, 236
HF9 (1.1%)
& (1.1%)
Royal Bank of Canada

AUD 6,000,000 3.34% due 02/10/20 () 5, 998, 092
#HESE 5,998, 092
HhF9Est EBAEHR 6,000,000 R)L) 5,998, 092
FU (1.0%)
& (1.0%)
Banco Santander Chile

AUD 5,000,000 4.50% due 03/13/17 5, 068, 555
#HESE 5, 068, 555
FUSEt (BAEH 4,992,623K)L) 5, 068, 555

TSR (5.9%)
& (5.9%)
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AUD
AUD

AUD

AUD

AUD
AUD

AUD

AUD
AUD

AUD

ok

10, 300, 000
15, 200, 000

5,000, 000

4,100, 000

2,000, 000
7,000, 000

4,000, 000

13, 700, 000
4,800, 000

85, 556

541

AXAS. A
4.06% due 12/29/49 (a), (b)
7.50% due 12/29/49 (a), (c)
BPCE S. A.
4.50% due 04/17/18
#HESE
IS5V AGET (BAEH 30,225, 749 R)L)
B& (2.5%)
EEMTERIIE (0.8%)
Bank of Tokyo-Mitsubishi UFJ, Ltd.
3.29% due 03/13/19 (b)
BEMTERIIESS
& (1.7%)
Sumitomo Mitsui Banking Corp.
3.03% due 09/04/17 (b)
3.24% due 04/07/20 (b)
HESE
BA&st BBAZEH 13,100, 000 RJL)
F3505 (4.3%)
& (4.3%)
ABN AMRO Bank NV
4.75% due 02/05/19
Swiss Reinsurance Co. via ELM BV
3.99% due 04/29/49 (a), (b)
7.64% due 12/29/49 (a), (c)
#HESE
FSvIEst (BAEM 21,499,925 R)L)
Za—I-3UR (1.4%)
15 (1. 4%)
Nufarm Finance NZ, Ltd.
6. 16% due 04/29/49
#HESE
—1-—-IJ-3SVREEH
(BBAZER 7,077,004 R L)
8BE (1.5%)
& (0.7%)

HEEICSHD

R (%)

AN i [

10, 195, 198
16,034, 176

5, 189, 760

31,419,134

31,419,134

4,102, 046

4,102, 046

1,997,270
7,006, 300

9, 003, 570

13, 105, 616

4,222,432

13, 504, 953
5, 136, 864

22, 864, 249

22, 864, 249

7,627,317

7,627,317

7,627,317




AUD

AUD

AUD
AUD

AUD

AUD

AUD

AUD

AUD

AUD

AUD
AUD

ok

3,500, 000

4,000, 000

5,000, 000
5, 000, 000

11, 085, 000
5,100, 000

10, 000, 000

10, 000, 000
5, 500, 000
1,990, 000

2,100, 000
3,591, 000

Bei R (%)

Korea South-East Power Co., Ltd.
5.75% due 09/25/20

AA 2R (1.9%)

Credit Suisse AG
3.18% due 11/14/17 (b)
3.75% due 07/16/19 (b)

Lloyds Bank PLC

13.00% due 12/19/21 (c)
R&R Ice Cream PLC

8.25% due 05/15/20

Royal Bank of Scotland PLC
13.13% due 03/19/22 (c)

Bank of America Corp.

3.50% due 03/05/20 (b)

JPMorgan Chase & Co.

3.43% due 12/09/19 (b)
Metropolitan Life Global Funding |
4.50% due 10/10/18

Morgan Stanley

2.79% due 02/22/17 (b)

7.38% due 02/22/18

FAORRIVETEFILVESF T 7V R

HEEICSHD

—FROEERTE -

AN i [

3,872,995

3,872,995

Export- Import Bank of Korea
3.47% due 05/21/20

4,000, 440

4, 000, 440

BESET BBAER7,691,315R)L)

7,873, 435

4,999, 120
5,004,770

10, 003, 890

A4 XG5t BBAEH 10, 000, 000 <L)

10, 003, 890

12,761, 950

5,011,648

11, 646, 930

29, 420, 528

RESET BBAEHM 29,227,433R)L)

29, 420, 528

10, 037, 620

5,512, 606

2,084,519

2,083,977
3, 986, 800

20



A ORRIVETEHEY

(@) XAf&E

ok

HE

22, 067
125, 764
44, 478
1,112
3,297
18,710

63,723

19, 152, 692

AFET77 VR - FRORERETE -

541

HEGE

RESEE BAEHR 23,519,923 R)L)
f&5F5ET BBAER 476, 600, 686 K)L)
Bkl (5.2%)

F—ZXKSU7 (5.2%)

#]RIT (0. 4%)

National Australia Bank, Ltd.
wEEmY—EX (3.4%)
Goodman PLUS Trust

Macquarie Group, Ltd. (a), (b)
Preferred Capital, Ltd.

Westpac TPS Trust

ZAEESE (0.3%)

Seven Group Holdings, Ltd.

U—bk (1.1%)

Multiplex SITES Trust

F—RA S U7 EE BEAZER26, 381,970 R)L)
BN EET ((BAEH 26,381,970 R)L)
MMF (3. 6%)

F—ARSU7 (3.6%)

Goldman Sachs A$ Cash Reserves Fund
Class A

F—ANSUTEE

MMF (B8AEH 19,152, 692 KJL)
&I EET (BAERS22, 135, 348 RJL)
RESLUVZOMOEEZ LOSE(E

(b) 20154 3 A 31 BEROZEFT S5,
(c) 2015 & 3 A 31 HRRDZEEEHEZ.

HEEICEHD
R (%)

AN i [

23,705, 522

23,705, 522

490, 140, 634

2,185,516

12, 840, 504
4,598, 298
219,042
321,820

17,979, 664

1,643, 674

5,722,325

27,531,179

27,531,179

ML 19,152,692

19, 152, 692

19, 152, 692

100.7 BJL - 536, 824, 505
0.7) (3, 808, 857)

100. 0 )L 533, 015, 648

21



FAUORRIVETEANEVIESD 7 VK —FRHEEIERE -

20155 3 A3BIREDTYES| (EED (0.3) %) :

4

i

\ll
U

vay $E4R wmHAE B2kt SHE (8)
) Australian 10 Year Bond June Futures 201556 B (466) KU (1, 686, 338)

il

d

J

20156F 3 A31BIRED T 7 ¥ RUNIVAETESY (FMEEDO. 0%) :

=0} AOVI—N—F« ZIEER REE b)) ST Baliify FHE () EHER/ (8
JPY  Brown Brothers Harriman & Co. 13,201,000 2015848 1H AUD 141, 651 RIL 2,439 RIL - I 2,439
JPY  Brown Brothers Harriman & Co. 28,773,000 20158£4H2H AUD 311,679 2,379 - 2,379
RIL 4,818 RIL - RIL 4,818
20156F 3 A3BREDEE a I SADTEHEF T3>y (WEED (0.1) %) :
FAR R bt |= | BETE L0 AV N RIE(THHE
Call - Japanese Yen vs. Australian Dollar B 9220 20154248178 25,000,000 RJL (312,85%) RIL - (179,667)
Call - Japanese Yen vs. Australian Dollar 93.05  2015%£4 8106 25,000, 000 (308, 903) (67,988)
Call - Japanese Yen vs. Australian Dollar 93.20 20154 B148 21,000, 000 (271, 403) (65, 994)
Call - Japanese Yen vs. Australian Dollar 93.20 20154 82185 27,000, 000 (307, 120) (115, 541)
Call - Japanese Yen vs. Australian Dollar 93.95 201545818 30,000,000 (394, 867) (113,003)
Call - Japanese Yen vs. Australian Dollar 94.00 201544 B28H 30,000, 000 (367, 039) (98, 895)
BIL (1,962, 188)  RIL - (641,088)
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94D - IRX—RK—rTFVF - IHF-T7UR

<fHERH>

L7V (FAORNVETCEO@VEES T 7 R
R—R—rTxUF - IP=T 7V R] OREH (2015F1289H) & HT 7Y ROREHNERZ>THIFIDT.
LT 7Y ROERADREH (0165 4 B18H) REICHIFIZIAD - ¥x—IR—hT7xUF - IP—T 72 ROHEA
BEOATEFZBR—JCHETEEVZLE U

W51 - IR—K—bTxUF - IHY =T 72 ROFERTEHRIE

—FROESIERI-) MREIRELTWVD [F470 - <

YN N
(201521052080 520164 4 H188F T)
g F 7t i
# 2] & & # 2] E
T E
572 EEESEEREESS 2016/2/29 1,300, 031
578 EEESEHRTESS 2016/3/28 1,200, 054
576 EEESEEREES 2016/3/22 1,050, 089
586 EEESEERGESS 2016/5/12 1,000, 337
562 EEEAEHREES 2016/4/18 1,000, 064
573 EEEIEEREESS 2016/3/7 800, 071
574 EEESEERTESS 2016/3/14 650, 026
579 EEESEERTES 2016/4/7 600, 033
567 ERESEERTESS 2016/2/8 600, 002
560 ERBAEHREES 2015/12/28 600, 000

(1) SBHEFFEULRE BEANFDEFSTINTHBIEEA).
(£2) BAKRBIFVIET,
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