Sy7-dVYIIYa
(ZREIAT/ZRILIALT /
MRS 17)

ERHSE (FIFR)
557 B

(REB 2021%6H158)
(fERIISHEARI 20204 6 B16H~202146 A158)

BRMBEDHBEEEN

L. BRIDOCEREICHIN I ESBILBL LT
FIo

HT7 YR AADESBSOUMAFICRE
L. EEMEOHERZHSLTHIET ., HIERE
[COERXRLTHZENT O 2ICBRZITRVWE U,
ZCIC, BRRRZCHRERL LEFFT,
SHRED—BOHBENITCZHIFTI LD, HEV

BULLEFFERT,
* =T 7 Y REOEHMBTRDE) T,

@m0 8| EBNRERE /N BEES

15 5t B & | SRHARR

& R 78t | BREMEOREZDS UGERZETRVE T,

TERENS | BlICED B RARTAS FHIT7EIYRIRIAUS
BT 7Y ROBEEFESS Daiwa Asset Managemen

e L L e K7 I\\?’S?t : Iiﬁ‘ﬁ gan

/ N —=oxm Iy RIA A=

NENRBS . BRAREORSE N T T S L
% GHERESHET. ) =& L. BAEL e L oS
Eb?f@'o TCTC‘_‘ LJ\ ﬁ@ﬂﬂ%gﬁbﬁ"}\%ﬁi\@%ﬁ(l (B%Hmn9 : 00~17 :00) <5646>
(F. PEETEODBVWT ENG)FET, https://www.daiwa-am.co.jp/ <5647>

$SUZ05646202106150 <5648>



SyX-avyzib¥a

HARE(SEESS
BEEJSA # A # & 15 i SiE %
S 27 Vv NUBRT 7R (FOF sH) (EREHEIRERERA)
AT, [RF - IV T7 VR EVWWETD, )
FALD,/ DTV IRY «FaS5TIW hyNZ—XEIET7 7R (FOF sH) (EiSEREIREREH)
N WUF., 940/ 5TU Y - Fa5T) - AVNZ—EET 7V R ELWWED, )

LD /GRGIZO-NIL s TTJA4F« (FOF sH) (BT ERER)
WIF. [9429,/GQGTO—NL - TI4F 4] ELWVWET, )

XTI NVEHT7VR (FOF sH) (EiBHEEREISERER)
EAESS AR, (7 - IvNUESET 7V R ELVET, )

(AN IIME) | BT cANYIRHEET 7V R (FOF sH) (B8R EREMA)
AT, [RF -~y IMEST7VR] ELWVET, )

LM« J0SYF4 04 ABEEBESE T 7 VR (FOF sH) (ESHERIRERER)
WU LM IDSUF0 DA VNEBE T 7V R ELWWETD, )

SAOTRPEFESF I 7K (FOF sH) (EiSHKEREREH)

e UF. [IATPRPEFRES T 7 VB EVVET, )

J0-N)b - A7EHT 7V R (BISEREIRERSERH) (UAIVE. B8
WUF., [FO=/"N - a7EET7VR] ELWVWETD, )




&l 5 B DERARG

. Bt # _ i B |mEEg @B E
R Plome BR2Es2lianz|t =
= ! % % 858

3HIR(2017F 6 515H) 10,242 0 1.5 99.0 6,392
4HAR (20185 6 H15H) 10,488 0 2.4 99.1 5,164
5HIR (20196 B17H) 10,593 0 1.0 99.2 4,540
6 HAZR (20204 6 H15H) 10,700 0 1.0 99.2 3.890
7 BiR (20214 6 H15H) 11,523 0 7.7 99.1 3,710

(1) BEEMEBORERIDERAH .
(GE2) HTPVRE, 777 ROBAAHTH U CEYREEIERN BV D, RV F
R—IBLUSERHMEZH LB F LA,

EREE

(M) (fEM)
12,000 80

11,500 /J,,--/“w/"wruwaﬂﬂﬂ 60
11,000 Fw’,h,A,Jv\,,,\, 40

10,500 20

10,000
BB il
(2020.6.15) (2021.6.15)

— EEME (£H) — HkEBREEEME (£9)
fUEERE (G

*DEEHREEEMEAR. DikE BAd) ZHEEICHRELCDHDEHBRL
CTEELIZEDT. J7 Y MERDKRENR/N T 4 —Y Y AZERITHD T,
*PEEEBRETDNESNCOVTIE, BESENTHAHOI-RICKI R
VEY (HESZEBNCEREITZI-IANRBVIZ?YRBHIET) . F
feo 77 Y ROBAMERICK IBEREHDRERIET, LIEA>T. BBTFED

BRORRZRITEDTIESHY FEA.

WESE(TEE - B
2 B 10,7000
B R 11,5230 (9EE0M)
SRR 7.7% (DEEAH)

DEEMEOFRZEHER
HEMN. BRRREZEETISRETD T 7Y ROLEN. EEMEBD
FHRERBREBIFE U, <HULLIF REBBICOWVWT] Z2I8H1R<
&0,

. - B =" £ 1 _ # |k A E g
B o®  E[H A on %
M % %
(H9E) 20204 6 A15H 10,700 - 99.2
6 B%x 10,722 0.2 99.4
7 Bx 10,851 1.4 99.4
8 Bk 10,907 1.9 99.0
9 A% 10,933 2.2 99.1
10B% 10,875 1.6 99.3
118X 11,107 3.8 98.1
128% 11,200 4.7 99.1
20214 1 Bk 11,155 4.3 99.4
2 B% 11,167 4.4 99.3
3 Bk 11,305 5.7 99.3
4 BX 11,318 5.8 99.2
5 B% 11,434 6.9 99.1
(HAZ) 20214 6 B158 11,523 7.7 99.1
(D) BB MR HieAd. BEEEmEL.
BEEIEICOWT (2020.6.16~2021.6.15)
BERH%IUTR
ARG FE U= Ui,

EARIUARIE. SERAELY . BANOHELIOT DA )LV ADEZR
RRBEC—BE—BZHVERIBH LRI, HEVBETHRBLE U,
2020F11BICAB & REAREEEICSVWTRERD/NA TV ENLE
BIPRBY DHEREREF > GREREICH I DAERENRR U LD,

SvX-avvIlva (BREIAT)

WKICBVWTERD DI F U ERINTERENIAE > o T &IPS N.
MfilF EFUFE Ulee 2021FICA->TH. 1 BIEKEY 3 —I7MICBIF
3 LR ECREREMIBA L. ARERS LU EFERHECREE
A Ufe & & TARBUEENRIG EDBERDERENIREKZF . 38
[CIFAEDBIEENRNERINC E CAEORSOEHREIEE >
e T ENFREREN, #MfilFESHTHELFUIZ, 4BICA>THSIE,
EROBRZIRI B L THURREESESHEE SN &P, KEIC
BVTA YV ITUVEIPBF eI ENEIINTHME TELIEDDD,
5A0ELEE. YT UBRRO—RPERNTD Y F Y OEEmE@ITAR
REENFIBS NI S EMIFRREN, #RlilIRFELF U,

L Py S Wy
ANgTRE EFRUFEL,

BAMKINTIRE. BERBE XY . KEOH IR RNDERRFRE
NS EFUFEULRD. 20205 9 BLIEE. KEOSKEHEICH U TlEREN
BEANLEN ST ERERZT, HEOEVWEBRERYFE U, 118
fR(E. KERREERDBRICN T D2 RABARDSFE SN EPHED
OF DA IVADDIFUNDHRFERRFZZ(T. ERUF Uz, 20214
2 BLIEF, KBICSVCHTERAEHOBAMEAN RS G >z &I
A, DIOF VEBNBRICEATVD I ENRERMEENESE., £
FUTHERRZDZ F UL,

BEAGSTR
ENESTTRE. SBTREENEBUE LR,

BEREZFTIRE. BERHAE LY. BRICKIRESIREODLETR
HEFEEBCREEVTHE LE Uiz, 202141 BLEER. KEDEN
BENRANDHFPHRNRASAOZHHTBZILAT 5 DA E
s, BRRESAIFERELE L. U UL3BIICE. BRNRESFIDZEEH
B EFIEEA REIEDBAZERLICIEBEN DS, HIEMHE
KICHFTCRAZHD ERF—RUF U,

WBSMESFTR
AMMESTIRIE. SRIEEBTCRER ESMEETE) LELR.

BYMESTIRE. BERIE XY EFIEATHEE LUE Uz, 20204
10B(CIE. KEXHE - BRBEZER T, N\A T VBRI KREICEE
URERHN LAz S U iB & DR BHMEBSRZ RS T 25 E
NH. KEOEMZIDC ERUF U, 2021FICAD E. KEDOMKIL
KERADOBFWBRENSEFIF ERUF Ulc, FIKET. SEROERIE
HROBBRNITHBECEFB NI LD, TOHRBBIEANLEFEREBIUFL
feo

WA
BEREE. KRLBKIUI-—O0EFHHTER HZ) LEUR.

REBESE. SERPAE XY . KPEROBIELEIRENKZDHLS D
NEBERDSAK RIVEHATTE (HB) LEUZ. —A. EU (FE
B) ORFRIEEEFTEREY R 1Y ORBERRENRICL 2 I—OBD
SJOEHRSFLENS,. I—0OFWHETLERLF UL, 2021FICA>TH
5(F. KBICBVLWTRERMKMBER - F2 L FERZEAILETEP, K
EHTOENFENRDOBILE K RFIEEDUEIC KD RKEEND LR
ENSKRILABVED SN, 2RMICAZTHMETLE U,

A{EREEARIC ST D [SiEDERGEH]

FEUT, AADESEPHRE (U NEFEESHET, ) ERENGREN
RETIEHOFREEEASICIRE L., EEMEDRENINEZERUICE
BZTVWET,
CEBEEBIOEAT 7V REPRELLKENT D EEDIULET,

- PRSNZEE - MBREOE(EZRF A LT, DRENGERN SEE

BERZRELFT .

CBIFVRIEBIID. BETORESVEHETICREZSZZERICOVT
DHEEN S DD PBAERENFHEZRFE A e LT, ZNEFNDT 7V RD
BUENRLLEN LT 7Y ROEDEHSUE T,

- BAOMERUZSOHDIERNS., FRT 7 ROEBIIWEAT 7~ RORRS
FEMEICGUTRELE Y,

BH. BEEOEESIOEFANDREFE. K77V R - 3VHILT 4
VI DBSICEDETVETD,

=BT AUFICDONT

(2020.6.16~2021.6.15)

LT 7Y ROBEREDHES KUBEFANDRER. K77V - I0Y
T4 VT DYPEZEZRITTHIET,

SEREIICOWVTIE, &5 - BRE. RENEZZRL. EEELD(ICOL)
TEERBULF UK. &fc. EAFE. URIDNEZEEZ. BAT7 VR
DENEEZREELR U,




Sy eavvIlbVa (BEIALY)
WEAT 7 ROHEEREAP OB ZERS L UHALLE

T MR NE:

A e A

XA IS TR 345% | 9.2% |15.1%
F4D/9IVINY - Fa5TI - hyNZ—-XEEIT 7 VR 373% | 58%| 6.5%
40,/ GQGZO—NIL - TIA T« 33.8% | 26%| 6.4%
A Vv INEET TR 2.0% |40.2% | 34.6%
T ANV IREET PR 0.2% |20.3% | 19.9%
LM - TSUF 0 DA VHNBERBSE D 7R 13.7% | 42% | 3.3%
SAOPRRAMFESE 7 VR 49% | 79% | 6.2%
JO0-NL - A7PEETF7 R 10.2% | 9.0%| 7.2%

(F) EALERGHCEERERCT T D%,

RIFI—=T EDERICDONT

L7 7Y RGERDHLFC[FEFREL BRIV FIN—IBRUSEEY
ZRIFTTHYE A,

PETICONT

SERERIE. ERMESFZEHELC. NENRZEES BTV RER U,
BEH. BRAEICOTTLTEF, BRAAHICEISERTECLLEEET,

WOEFREDAER (17505Y)

= H
L] 8 2020 6 B16H
~2021% 68158
SHH9EEE (FhAd) ()] —
SIEAE(MER R (%) —
LEADINZS () —
HHADUIEE LIS (M) —
B BC SR EE (M) 1,523

CE1) [HFAOWREE] 1& [REEREOEAFING] SXU [REEREDAMEEZST

BEER| DNONECHEIUICRERTT, &lc. [HHOIREUN] & [IREH

BE] K0 [DEERELS] DSNEICHYUICEE T,

FBREE BT TS Y . HHADONE & SHONBLAN DG SRS (FhA

#H) [CEBBULBRVBENSH DT,

(E3) ZPHEEONELMEAL K FIMNEE (Blidd) DOIREEME (DA
#H) [CHIBELET., 77V FORBEEFRRIET,

(x2

B8 seommnsst

FEUT, AADEEPHRE (U—NEESHET, ) ARENIRER
RETDIEHOREBIASICREL. ERMEDRENGZREZERUICE
AZETWVWET,

- BEESIHEAT 7Y REDELLKENTEZIEADIULET,

- FPRINZEE - MBEREDER(EZRFA LT, DRANGEHERN SEE

BEnZRELE T,
cBIPVRIEBITD. BEITORESPEEFSICHREEZSIDERICDOVT

DHIEEN DO PBRENFHEZBEA LT, ZNEFNDT 7V RO

BUENRISEN U T 7Y ROEDEDHS UET,

- BROMERUZEEOHDIERNS. FRT 7 ROEBINWEANT 7~ RO

FEMBILUTRELE Y,

RBH. BERDLEESLCEHFANDREG. AMT77V R - IVFILT o
VIDYMSICEIETVET,




Sy avvIlbVa (BEIAD)

1 702 OERORHE

ey
b 5 | (2020.6.16~2021.6.15) ] =l » i =
& @ |k =
_ . | (EEE8E = SRR O T B A x ST
E K W M 120 1.078% SRR D T EEEEIE 11,003/ TF
@ 1= 2 ) (43) | (0385) | BESHNE, T 7> ROEAEHE, SEAHAOEREN, BEMEDE, EArEAEOENEDTE
= A H) 73 T 0660) | BRmaidiyis. R EE B EEOEN . LBACOED > ROBE, b0 RRIREtE 0w
& H 2T @ T 0033 | BrAHSE . BREEOGE. BEALN S DERDEA ORI
S EEEE M — _ | AEEREAE - SRR R T AN SR B OT RN
FEETFRA. BMASOREOR. FEEACSIAS FHE
PR ——— — | I = SER DB ISR 5, SF R DTS eI
AHTATERE. AHEAONS ORERET SHElCHT 55e
z ot & A 1 | 0008 | Z0ftB= S mEIhh Z DR, S RO PSS
& & ® A (1) | (0.008) | EERAE. BEENZICIILS 7> > ROKEIC 5 HHA
ED (©) T (0.000) | BrEREOLES -iT % 2 OB
=] 5 120 1.086
GE1) BEREDPOER CEEHROHNDDDDIFHERESD) (LB, FBNICK > TEHREONICEFHN GBI, BEOHMEDEEACLVER UEEBRTT,

)
(£2) SRBEEFEETE(CHRBZLBAALTH Y &I,

) BHEEF 1 FOZBY OZNTNOEREZERZ IERHIPOTGEAE/MER CHRUT100ZR CLHD T, MRS 3 AREZIUEAALTH I ET,
(£4) HHFANTVB VY —DT7 Y K05 2156, TEEREFHLL BMEESIE RS LU ZOMERE. DY —T7 Y ML ILRED S5, COT7 Y RICHLI2DDEZHE
9, HHANTVRRE(EEES (W—T7 Y MER<, ) I"H2H5. SEEOERIF. HHREEFTIASIDL > BRZSHF B, S, SFREETIEFOBIDTEHR
FERICSITD [1HOBYOEAOEM] MBS TEZHDICDONTE HEALLT 7Y FOME] (CRRIZIEELTBUFET,

SEER
4 = )
WSRER
LERMEANOER - SECHH > BAOREE, BhOFESHEOSICHTOTEELMHE (1 0%Y) 2ROEKCRUCHEEE ER) &
1.53% T,
EREEERLS HWREE (O+0+0) 1.53%
0.01% - DD T 7 ROBADHE 1.09%
%§{§§F QBEELT 7Y ROBRBEEADLE 0.43%
0.39% QRERT 7V ROEREBRERUNDEER 0.01%
GE£1) @@%ﬁﬁl; 1 HOZYDOERBEMICSVWTHVLEBEEACKVEELEDD
(EZ)%EﬁgNF%tbt BETHE, RTINS & UM B
(E3) BHER. ERRELLETT,
(X4) REX T 7V REG. DT 7Y RBMEBFANTVDRESTILE (VY-
( )%7ég%@<°)ﬁg° TS BRESY. BE% il
xS DEME. <H—T 7V RH" TEBRESH. BEL T 7V RH
B ERRE SR A, ’ R D
) ° (X6) ONBRAEQODEMF. st ESNEHBNRRDIEENHIET,
ERSEER (7)) LRORHEFHTELLIEHDTY, CDfeth. TNSDEIFH L FTHEE
e Tanh). ERICEE L EROHEERE D T,
ERSEER
(BRF=)
0.66%




Sy eavvIlbVa (BEIALY)
BEEB KUEG | DRR

BEE. . TABKLUEBEMEADIKNR

20216 B1581R#%E
18 S| E| H B
(A) BE 3,732,726,659H
J—-)b-O0—%F 54,210,801
REEFEZ ML GHER) 3.678,515,858
(B) &f& 22,551,803
RILEEE 2,045,653
RILSFEERIN 20,350,497
T DAftRINER 155,653
(C) MEEELEZA(A—B) 3,710,174,856
TTA 3.219,758,579
AR 490,416,277
(D) ZHEEO 3,219,758,57901
1705 Y BHEffiga(C D) 11,5230

REEFEERAF

(20206 B16H1©S20215 6 B15HZFT)

8 i 7t i
0 B ES || 0 B ES )
o F0 Fm F0 Fm
3L I e/NUBRRAT T 131720611 | 251,000 | 94001428 | 168,000
FLNYINEETT | 56801984 66,000 [103,187.992| 120,000
A IVIVEET T 19447638 136,000 [405.183.247 | 444,000
TAT03EI3E2 7327 | 91987145 | 127,000 [135,885.248 | 183,000
F12,7 GRG0/ 151910727 | 150,000 | 48.968.397 | 61,000
" % AP EMURMES 31042721| 40,000 [112,156695 | 131,000
M5 TP 112380324 15,000 €0.105.194| 75,000
CEIZOZUVV - ITEE 71077 20000 11.07046| 132,000

(1) FEFREURE,
(x2) %25@%14% BlFIE T,

*HAE(ICH(S D TTALRE3,636,263,171H. HIERIBPICH T HEBIRETAEE
546,696,079, Bf#TTAZRIF963,200,671HTY,

* BEIRODFTEOME Y OIEEERIE 11,523 T,

WIER DK
EA=REEA & OHE KR — Eli §;02O$6H;I6EI §2021¢62;5E|
HERHAPICHIF DFIZRRAEDEE|IEH ) TR Ao (A) BENZINE A 11,066
SZEFIS 2,198
. SR A 13,264
.ﬁﬂlﬁ&ﬂﬁﬁmﬁ (B) AifiEEssscE1E 286,513,453
FYRFT - T7 I XDEANTHEET 7 > RO =t 324.676.860
. . = 5 _® = HEa A 38,163,407
R g jﬂ st f b f (C) {SEEamz A 41,860,596
%7 - PSSR 7K 206143 556,787 151 (D) SiRRRESE(A +B +C) 244,641,791
R - Ay IRIEET 7 YR 638.336.533 737,853 19.9 (E) mIRBHRLINI S 111,643,191
A VP SUEET VR 1,160,276.905 1,283,730 34.6 (F) iENlSstEERE 134,131,295
IAD /TNy - FaST) - ((FEEZEEED) ( 60,919,628)
TSR DT 147.949314 239,677 65 BeSSAHSE)
AT/ GQGIO—N - TILF | 170.274.946 239,168 6.4 (EHRBEESE) ¢ 73.211.667)
S A DPERHREST 7 R 193,287.786 229,819 6.2 (G) &EH(D+E+F) 490,416,277
LM TSYFAOAVABESET 7Y | 961804 121998 33 REHRHIETS(G) 490,416,277
;@;Qisﬁaﬁaﬁért# ' ' BIETEERS 134,131,295
JON - AP ST P e 2155491 268,250 7.2 (@Ef%@%\%ﬁl ( 60,919628)
~ o [ OB & @ [65330007891] 3678515 _______ (RREEHEISE) (73211667
- e owm o <t => 85417 <99.1%> DECEEREE 356,296,048
CZ1) HRIBE. MEEREICH T 2P MaD . BHERS N 11,066
(22) SHBEEOBMAKBISTIET, CE1) ELHiEIC R I T & BB SIS E S CRrLCH I,
(2) BNEEERGRLE BNERS L TELORRELL. AT TOSEEE
BEE LT, LEZBSEARE LCOMESS
W ESEEIEDERE 63) ﬂ%ﬁﬁ@a%o)n‘r%ﬁklat?uﬂ MYE%EE@@J%B& (@5 | EOBBAES
20215 6 B1581RE
i 8 _ ! x BRES RSO SEE (185)
- oM & | b %= - s £
FH % 18 S| E| i
REEER IS 3,678,515 98.5 (a) RETERE DI HFENG 0
d—)b - O—VE, Z0fth 54,210 1.5 (b) BREEREOEMEIZSTES BT 244,638,510
SIS ERER 3,732,726 100.0 (c) IN&EFEEE 134,131,295
(%) SPMERD B EE TR T, (d) HEERRIE 111,657,538
(e) BEADBCIREA(a + b+ Cc+d) 490,427,343
(f) DicE 0
(g) BHgHOECURE(e — ) 490,427,343

(h) ZEHEROM

3,219,758,5790




| SRLIAT |
=i 5 B D:ERAEE

= # i B |waEx .

N S PR & E
R =1 i} . A B 5 N

oep B R LK s 2z @
M = % % EVlE!
3HAKR(20178 6 B15H) 10,530 0 4.7 99.1 7,704
A 88K (20185 6 H15H) 11,078 0 5.2 99.4 6,462
S5HAR(20195% 6 B17H) 11,043 0 2003 98.2 6,070
6 #i7R (20205 6 H15H) 11,186 0 1.3 99.2 4,541
7HiIZR (2021 6 B15H) 12,678 0 13.3 99.3 4,681

(1) BEEMEBORERIHERAH,
GE2) HTPVRE, 77V ROBAFHCHE U CEYREEIEMN RV H., RVF
R—IBLUSERMEZH LB F LA,

EREE

(M) (fBM)
13,000 100

12,500 Aﬁ*uy\”/Vmﬂylyvy‘ 80
12,000 ' 60
11,500 WN VN 40

11,000 20

10,500
Hoe LilE S
(2020.6.15) (2021.6.15)

— EEME (£H) — HkEBREEEME (£9)
fUEERE (G

*DEEHREEEMEAR. DikE BAd) ZHEEICHRELCDHDEHBRL
CTEELIZEDT. J7 Y MERDKRENR/N T 4 —Y Y AZERITHD T,
*PEEEBRETDNESNCOVTIE, BESENTHAHOI-RICKI R
VEY (HESZEBNCEREITZI-IANRBVIZ?YRBHIET) . F
feo 77 Y ROBAMERICK IBEREHDRERIET, LIEA>T. BBTFED

BRORRZRITEDTIESHY FEA.

WEE(NER - R
B B5:11,186M
B k1 12678M (5)E£0M)
BB 1 13.3% (HESAD)

DEEMEOFRZEHER
HEMN. BRRREZEETISRETD T 7Y ROLEN. EEMEBD
FHRERBREBIFE U, <HULLIF REBBICOWVWT] Z2I8H1R<
&0,

. - B =" £ 1 _ # |k A E g
B ®|lE A on %
3] % %
(H9E) 20204 6 A15H 11,186 - 99.2
6 B%x 11,200 0.1 99.4
7 Bx 11,380 1.7 99.3
8 Bk 11,544 3.2 99.3
9 A% 11,576 35 99.3
10B% 11,460 2.4 99.2
118X 11,910 6.5 99.2
128% 12,062 7.8 99.4
20214 1 Bk 12,008 7.3 99.2
2 B% 12,147 8.6 99.2
3 Bk 12,391 10.8 99.2
4 BX 12,396 10.8 95.7
5 B% 12,561 12.3 98.9
(HA=K) 20214 6 B15H 12,678 13.3 99.3
(D) BB MR HieAd. BEEEmEL.
IBRERIEICDOWNT (2020.6.16~2021.6.15)
BERH%IUTR
ERMXATRE FEUE Ui,

EABRIUARIE. SERAE LY. BANOHELIOT DA )L ADEZR
RRBEC—BE—BZHRVERERIBH LRI, HEVBETHEBLE U
2020F 11 BICAD & REARBEEEICSVNWTRERD/NA TV EHLE
BIPRBY DHNREREZ > GREEICH I DAERENRR U LD,

SwF-avvzlbya (ERILIAT)

WKICBVWTERD DI F U ERINTERENIAE > o T &IPS N.
MfilF EFUFE Ulee 2021FICA->TH. 1 BIEKEY 3 —I7MICBIF
3 LR ECREREMIBA L. ARERS LU EFERHECREE
A Ufe & & TARBUEENRIG EDBERDERENIREKZF . 38
[CIFAEDBIEENRNERINC E CAEORSOEHREIEE >
e T ENFREREN, #MfilFESHTHELFUIZ, 4BICA>THSIE,
EROBRZIRI B L THURREESESHEE SN &P, KEIC
BVTA YV ITUVEIPBF eI ENEIINTHME TELIEDDD,
5A0ELEE. YT UBRRO—RPERNTD Y F Y OEEmE@ITAR
REENFIBS NI S EMIFRREN, #RlilIRFELF U,

L Py S Wy
ANgTRE EFRUFEL,

BAMKINTIRE. BERBE XY . KEOH IR RNDERRFRE
NS EFUFEULRD. 20205 9 BLIEE. KEOSKEHEICH U TlEREN
BEANLEN ST ERERZT, HEOEVWEBRERYFE U, 118
fR(E. KERREERDBRICN T D2 RABARDSFE SN EPHED
OF DA IVADDIFUNDHRFERRFZZ(T. ERUF Uz, 20214
2 BLIEF, KBICSVCHTERAEHOBAMEAN RS G >z &I
A, DIOF VEBNBRICEATVD I ENRERMEENESE., £
FUTHERRZDZ F UL,

BEAGSTR
ENESTTRE. SBTREENEBUE LR,

BEREZFTIRE. BERHAE LY. BRICKIRESIREODLETR
HEFEEBCREEVTHE LE Uiz, 202141 BLEER. KEDEN
BENRANDHFPHRNRASAOZHHTBZILAT 5 DA E
s, BRRESAIFERELE L. U UL3BIICE. BRNRESFIDZEEH
B EFIEEA REIEDBAZERLICIEBEN DS, HIEMHE
KICHFTCRAZHD ERF—RUF U,

WBSMESFTR
AMMESTIRIE. SRIEEBTCRER ESMEETE) LELR.

BYMESTIRE. BERIE XY EFIEATHEE LUE Uz, 20204
10B(CIE. KEXHE - BRBEZER T, N\A T VBRI KREICEE
URERHN LAz S U iB & DR BHMEBSRZ RS T 25 E
NH. KEOEMZIDC ERUF U, 2021FICAD E. KEDOMKIL
KERADOBFWBRENSEFIF ERUF Ulc, FIKET. SEROERIE
HROBBRNITHBECEFB NI LD, TOHRBBIEANLEFEREBIUFL
feo

WA
BEREE. KRLBKIUI-—O0EFHHTER HZ) LEUR.

REBESE. SERPAE XY . KPEROBIELEIRENKZDHLS D
NEBERDSAK RIVEHATTE (HB) LEUZ. —A. EU (FE
B) ORFRIEEEFTEREY R 1Y ORBERRENRICL 2 I—OBD
SJOEHRSFLENS,. I—0OFWHETLERLF UL, 2021FICA>TH
5(F. KBICBVLWTRERMKMBER - F2 L FERZEAILETEP, K
EHTOENFENRDOBILE K RFIEEDUEIC KD RKEEND LR
ENSKRILABVED SN, 2RMICAZTHMETLE U,

A{EREEARIC ST D [SiEDERGEH]

FEUT, AADESEPHRE (U NEFEESHET, ) ERENGREN
RETHIEHDOFREEFEASICIRE L., EEMEDERGZNEZERUICGER
ZTVWET,

CEBEEBIOEAT 7V REPRELLKENT D EEDIULET,

- PRSNZEE - MBREOE(EZRF A LT, DRENGERN SEE

BERZRELFT .

CBIFVRIEBIID. BETORESVEHETICREZSZZERICOVT
DHEEN S DD PBAERENFHEZRFE A e LT, ZNEFNDT 7V RD
BUENRLLEN LT 7Y ROEDEHSUE T,

- BAOMERUZSOHDIERNS., FRT 7 ROEBIIWEAT 7~ RORRS
FEMEICGUTRELE Y,

BH. BEEOEESIOEFANDREFE. K77V R - 3VHILT 4
VI DBSICEDETVETD,

=BT AUFICDONT

(2020.6.16~2021.6.15)

LT 7Y ROBEREDHES KUBEFANDRER. K77V - I0Y
T4 VT DYPEZEZRITTHIET,

SEREIICOWVTIE, &5 - BRE. RENEZZRL. EEELD(ICOL)
TEERBULF UK. &fc. EAFE. URIDNEZEEZ. BAT7 VR
DENEEZREELR U,




SvZ.-avyvIlbIa (ERILIALD)
WA T 7 V ROSEREARDEEERS K UHEALLE

T MR NE:

A e A

XA IS TR 345% 19.6% | 24.7%
F4D/9IVINY - Fa5TI - hyNZ—-XEEIT 7 VR 37.3% [12.5% | 11.5%
40,/ GQGZO—NIL - TIA T« 33.8% | 5.6%|11.7%
A Vv INEET TR 2.0% |24.9% | 19.6%
T ANV IREET PR 0.2% |19.9% | 19.8%
LM - TSUF 0 DA VHNBERBSE D 7R 13.7% | 3.2%| 2.4%
SAOPRRAMFESE 7 VR 49% | 6.1%| 45%
J0-N)b - A7EET7 VR 10.2% | 7.3%| 5.1%

(F) EALERGHCEERERCT T D%,

RIFI—=T EDERICDONT

L7 7Y RGERDHLFC[FEFREL BRIV FIN—IBRUSEEY
ZRIFTTHYE A,

PETICONT

SERERIE. ERMESFZEHELC. NENRZEES BTV RER U,
BEH. BRAEICOTTLTEF, BRAAHICEISERTECLLEEET,

WOEFREDAER (17505Y)

= H
L] 8 2020 6 B16H
~2021% 68158
SHH9EEE (FhAd) ()] —
SIEAE(MER R (%) —
LEADINZS () —
HHADUIEE LIS (M) —
B BC SR EE (M) 2,677

CE1) [HFAOWRE] 1& [REEREDOEAFING] SRU [REEREDAMEZST

HEEH| DNOPECTHIUICRETI, &lc. [HHOIREUN] & [IREH

B KU [DEERELS] DSNEICHYUICEHE T,

FAREE BT TS Y . BRI E SHONBLN DG SN S (BhA

#H) [CEBBULBRVBENSHUET,

(E3) JPHEEONEEMEAL K FIMNEE (Bhidd) DIREEME (DA
#) [CHIBHLET. 77V FONBEEFRRIET,

(x2

S seommnsst

FEUT, AADEEPHRE (U—NEFEESHET, ) ARENIRER
RETDIEHOREBIASICHREL. ERMEDBEERRREZERUICER
ZITWERT,

- BEESIBEAT 7Y REDELLKBENTEZIEADIULET,

- FPRINZEE - MBEREDER(EZRFA - LT, DRANGEHERN SEE

BEnZRELE T,
cBIPVRIEBITD. BETORESPEEFSICHREESIDERICDOVT

DHIEEN D DO PBRENFHEZBEA LT, ZNEFNDT 7V RO

BUEDRILSEN U T 7Y ROEDEDHS UET,

- BROMERUZEEOHIERNS. FRT 7Y ROBINWYEANT 7> RO

FEMBILUTRELE Y,

RBH. BERDLEESLCEHFANDREG. AMT77V R - IVFILT o
VI DYMSICEIETVET,




SwF-avvzlbya (ERILIAT)

1 702 OERORHE

ey
b 5 | (2020.6.16~2021.6.15) ] =l » i =
& @ |k =
_ . | (EEE8E = SRR O T B A x ST
E R W M 141m) 1.188% SR D T BRI 11,907 TF
@ 1= 2 ) (52) | (0.440) | BESHNE, T 7> ROEAEHE, SEAHAOEREN, BEMEDNE, ETEAEOENEDNE
= A H) 851 0715) | Hmaidiyis. R ma A EaE N, LIBAChED > ROBE., b0 RIS 0w
& H 2T @ T 0033 | BrAHSE . BREEOEE. BEAN S DERDEA ORI
S EEEE M — _ | AEEREAE - SRR R T AN SR B OT RN
FEETFRA. BMASOREOR. FEEACSIAS FHE
PR ——— — | I = SER DB ISR 5, SF R DTS eI
AHTATERE. AHEAONS ORERET SHElCHT 55e
z ot & A 1 | 0008 | Z0ftB= S mEIhh Z DR, S RO PSS
& & ® A (1) | (0.008) | EERAE. BEENZICIILS 7> > ROKEIC 5 HHA
ED (©) T (0.000) | BrEREOLES -iT % 2 OB
=] 5 142 1.196
GE1) BEREDPOER CEEHROHNDDDDIFHERESD) (LB, FBNICK > TEHREONICEFHN GBI, BEOHMEDEEACLVER UEEBRTT,

)
(£2) SRBEEFEETE(CHRBZLBAALTH Y &I,
) BHEEF 1 FOZBY OZNTNOEREZERZ IERHIPOTGEAE/MER CHRUT100ZR CLHD T, MRS 3 AREZIUEAALTH I ET,
(£4) HHFANTVB VY —DT7 Y K05 2156, TEEREFHLL BMEESIE RS LU ZOMERE. DY —T7 Y ML ILRED S5, COT7 Y RICHLI2DDEZHE
9, HHANTVRRE(EEES (W—T7 Y MER<, ) I"H2H5. SEEOERIF. HHREEFTIASIDL > BRZSHF B, S, SFREETIEFOBIDTEHR
FERICSITD [1HOBYOEAOEM] MBS TEZHDICDONTE HEALLT 7Y FOME] (CRRIZIEELTBUFET,

SEEH
4 = )
WSEER
LERHADER - BEICH D > cERDHRERE., MO FTERHEDMICHPOTHEEME (1 0HY) ZROLKTHRULHBRER (%) &
1.77% T,
EREEERLSN HWREE (0+0+0) 1.77%
0.02% — DZDT 7~ FORADLE 1.20%
(EEEHF QBFET 7~ ROBRERRMDLE 0.56%
0.449 &R T 7 RDEREE DS DL 0.02%
@ﬁgﬁgﬁ OIREET 7 EREEERMUS DL b
(&w)@mgmm 1 A0%Y) OBEAEMICHVTRVEEEE K ERLZHD
(EZ)%EﬁgNE%tbt SEFHE. FERETFHND KOEMIESENE 15z
(E3) SHEG FEBEUETT,
(E4) ®EET7VREEF. TOT7Y RPEFANTVDREETIS (YH—
T7 Y RERL, ) TH,
(£5) OOBARG. YH—T7Y RO SBAESH, BELT 7Y RO
rrBRESHEE A
(T6) ONBEREQONEMIF. stESNIHHNRRBBENGYFT,
ZDHER (E7) LROFHREHTELLIDHDTY., DD, TNSDEFHLETHEE
0.01% THY., EEICHREUCERDLEERBYFT,
SR
ARFT=tt)
0.72%




SyF-avvzlbya (ZRILIAD)

WEES S UG IDRR BEE. &8ff. TASLUBREMEDKRS
BRAEERmlS 202146 515857
(2020 6 516815202146 A158FT) L =] = i *
= o = o (A) BE 4,741,855,008H
O RS E(O S E J--0—-2F 72,637,772
A FO ¥/ FO ¥ RASTESHES GHDE) 4,647.217.236
FE - IVIIIHRRAT T 1179908739 | 336,000 (201223536 | 349,000 RIS 22,000,000
3L NYINEETT | 96054398 |  111.000| 77.321849| 91,000 (B) &R 60,619,175
S FILFNS 33,816,781
LI vIYEETT N105751.855| 115,000 [319535.826 | 350,000 == | 26.617.653
T PR3 7327 1140701250 | 198,000 [289.467.201 | 389,000 TOHARILIA 184,741
9‘/('7/_GQG7E|—/\ (C) MEBELEEA(A-B) 4,681,235,833
P Y; 211,913.398 263,000 | 61,868.301 76,000 I 3,692,498,470
7 % A DPRMERES | 33999151 40,000(102920.225 | 120,000 AR 988,737,363
5278717 825355 10,000 | 49995056 | 62,000 (D) ST 3692.498.47000
7+.1E%7 I . i e i 1704 B4EffigE(C D) 12,678
PRIZOSUV - ITEE q71277] 20000 1213967 | 144,000 *HE BT B L ABIE4,050513.6631), SIEMMBPICH T 2B IRET ARG
= 777,005,863, BEIfRKITTAEEE1,144,021,056M T,
(E1) 2BIEBELRE, * BAROH BORY ) OFEERE12.678M0 T,
(£2) SBOBLFBIFDET,
WSROIR

= RS
WAZEIRA £ OBE KRS W 2020668168 F2021468158

LERHERIC ST DFSRRAEDEEFH D FE A I8 B o HA
(A) EHEINEE AN 13,5350
. ZEFE 2,758
lﬁﬂlﬁl%ﬂﬂﬁﬂii " - . HFIR A 16293
FURFT e T7 IV XADEANIFRERE T 7 >~ ROBEHE (B) AifisEsss =i 547,632,945
N . E] A BN SEE A 622,098,965
7 7 v R % = pe ’ !
EW}QEFEEJQH'E# O T o= A 74,466,020
S F0O FH % =
P 580427753 | 1,155,805 247 (C) BEEaRm= 4 54,694,106
2F Ay IREET 7 VR 801.140.662 926,038 19.8 (D) SiMiREE(A+B +C) 492,925,304
A Vv ISUEE TPV R 829,966.481 918,274 196 (E) AIFRIGEUSRE 181,632,384
IR ORGPV | 332478816 538,615 115 (F) ’(?élilfirﬁi}?gﬁ ( ?;glzgligg
S4T/GQGTO—/NL - TIA4F« | 390,335.426 548,265 17 fe= = 419,407)
S DPEBHRES T 7 R 176.717.225 210,116 45 © (T{f?ﬁﬁ*ﬂééﬁ) (1 133,760,268)
LM TSV FAOAVABEET 72| g5 741,057 112,226 24 SEH(D+E+F) 988,737,363
N REREIERE(G) 988,737,363
PSR BIEEE RS 314,179,675
J0-=N - APEET 7 VR 19.11402 237.873 5.1 R e
N §+ -I;l- _ %‘Q_ L -%- _ -g?- 3_"]_9_633_2_6_5-3%92 . {l'-6-4-7-'2-‘|-7- -------- (EEé%*Eééﬁ) ( 1 80.4‘] 9|407)
- e m om <t => 88447 <99.3%> (FEEIBIIE4ER) ( 133,760,268)
CI1) HRIBE. MBI T 2P MaD . SEAERETIS 674,571,223
$T2) EiliEEen . ENETSETAEDEEEN, TAL DB
Wi E(SFEEDEM “U kel tmssatnmeLoREEngy,
& = _ E| -t =
¥ m @ | & % e
E % BNS S EEEDOEBRE (888
REEERMEES 4,647,217 98.0 18 S| E| -t
d—)b - O—V%F., 20t 94,637 2.0 (a) BRELERE DI HEING 0M
RESSEMERE 4,741,855 100.0 (b) REERBOEMISTTESIEH 492,921,501
(%) SPMERD B E R TR T, () NEBEsE 314,179,675
(d) DEcfEfELE 181,649,722
(e) HHADECNHREE(a+b+Cc+d) 988,750,898
(f) DicE 0
(8) BBREESENRE (e — 1) 988,750,898
(h) SESHEFROIE 3,692,498,4700




it 5 HOEARIA

. . = = FREGE | & &
R P lome BR2E Llianz|E #

= = % ANEGE
3801756 8158) | 10655 0 79|  990| 5552
JER(20185 6B158) | 11508 0 8.0 98.7| 4485
5HIE (20196 B17H) 11,318 0 N7 99.2 3,611
6 iR (2020£ 6 H15H) 11,481 0 1.4 99.3 2,941
7HR(2021E68150) | 13,698 0 193 92| 3162

(1) BEEMEBORERIHERAH,
GE2) HTPVRE, 77V ROBAFHCHE U CEYREEIEMN RV H., RVF
R—IBLUSERMEZH LB F LA,

EREE

(M) (fEM)
14,000 80

13,000 A /ﬁf”"vlvad 60
12,000 P amene’ 40

11,000 20

10,000
H B
(2020.6.15)

— EE(ME (£#)
fUEERE (G

*DEEHREEEMEAR. DikE BAd) ZHEEICHRELCDHDEHBRL
CTEELIZEDT. J7 Y MERDKRENR/N T 4 —Y Y AZERITHD T,
*PEEEBRETDNESNCOVTIE, BESENTHAHOI-RICKI R
VEY (HESZEBNCEREITZI-IANRBVIZ?YRBHIET) . F
feo 77 Y ROBAMERICK IBEREHDRERIET, LIEA>T. BBTFED

BRORRZRITEDTIESHY FEA.

WEE(NER - R
# B 114818
8 K 13,698M (HES0M)
BB 1 19.3% (HEEAD)

DEEMEOFRZEHER
HEMN. BRRREZEETISRETD T 7Y ROLEN. EEMEBD
FHRERBREBIFE U, <HULLIF REBBICOWVWT] Z2I8H1R<
&0,

il
(2021.6.15)
— DEEBREEEME (£5)

& 5 g E=3 #= i - & %ﬁ ' 5 i
B | A W %

! % %

(Hig) 2020% 6 B15H 11,481 - 99.3
6 AX 11,486 0.0 99.3

7 BX 11,718 2.1 99.3

8 AX 11,994 4.5 99.2

9 Bk 12,037 4.8 99.0

108Ax 11,860 3.3 99.3

11AX 12,543 9.3 99.3

128X 12,757 11.1 99.1

20214 1 B 12,688 10.5 99.3

2 BX 12,973 13.0 99.2

3 BX 13,331 16.1 99.4

4 X 13,331 16.1 99.3

5 A% 13,554 18.1 99.0

(HiZK) 20214 6 B15H 13,698 19.3 99.2

(3 HIAREEMBRDETRAK. WERIHSLL.

IBRERIEICDOWNT

(2020.6.16~2021.6.15)

WEANKITR
EAsAiRld ERUE U,

ERBRTRE. SERBES Y. ERAOHLI0S D1 L ADER
RRBEC—B—BZRVEI LY. BELBTHEELE UL,
2020F 11 RICAD &, KEAMBEEICBVTRIRD/NA TV ENE
BIPABEY) DURERE 73> TEECH T HRERENGE LI T &P,

SvX-avvIlbya BRIAT)

WKICBVWTERD DI F U ERINTERENIAE > o T &IPS N.
MfilF EFUFE Ulee 2021FICA->TH. 1 BIEKEY 3 —I7MICBIF
3 LR ECREREMIBA L. ARERS LU EFERHECREE
A Ufe & & TARBUEENRIG EDBERDERENIREKZF . 38
[CIFAEDBIEENRNERINC E CAEORSOEHREIEE >
e T ENFREREN, #MfilFESHTHELFUIZ, 4BICA>THSIE,
EROBRZIRI B L THURREESESHEE SN &P, KEIC
BVTA YV ITUVEIPBF eI ENEIINTHME TELIEDDD,
5A0ELEE. YT UBRRO—RPERNTD Y F Y OEEmE@ITAR
REENFIBS NI S EMIFRREN, #RlilIRFELF U,

L Py S Wy
ANgTRE EFRUFEL,

BAMKINTIRE. BERBE XY . KEOH IR RNDERRFRE
NS EFUFEULRD. 20205 9 BLIEE. KEOSKEHEICH U TlEREN
BEANLEN ST ERERZT, HEOEVWEBRERYFE U, 118
fR(E. KERREERDBRICN T D2 RABARDSFE SN EPHED
OF DA IVADDIFUNDHRFERRFZZ(T. ERUF Uz, 20214
2 BLIEF, KBICSVCHTERAEHOBAMEAN RS G >z &I
A, DIOF VEBNBRICEATVD I ENRERMEENESE., £
FUTHERRZDZ F UL,

BEAGSTR
ENESTTRE. SBTREENEBUE LR,

BEREZFTIRE. BERHAE LY. BRICKIRESIREODLETR
HEFEEBCREEVTHE LE Uiz, 202141 BLEER. KEDEN
BENRANDHFPHRNRASAOZHHTBZILAT 5 DA E
s, BRRESAIFERELE L. U UL3BIICE. BRNRESFIDZEEH
B EFIEEA REIEDBAZERLICIEBEN DS, HIEMHE
KICHFTCRAZHD ERF—RUF U,

WBSMESFTR
AMMESTIRIE. SRIEEBTCRER ESMEETE) LELR.

BYMESTIRE. BERIE XY EFIEATHEE LUE Uz, 20204
10B(CIE. KEXHE - BRBEZER T, N\A T VBRI KREICEE
URERHN LAz S U iB & DR BHMEBSRZ RS T 25 E
NH. KEOEMZIDC ERUF U, 2021FICAD E. KEDOMKIL
KERADOBFWBRENSEFIF ERUF Ulc, FIKET. SEROERIE
HROBBRNITHBECEFB NI LD, TOHRBBIEANLEFEREBIUFL
feo

WA
BEREE. KRLBKIUI-—O0EFHHTER HZ) LEUR.

REBESE. SERPAE XY . KPEROBIELEIRENKZDHLS D
NEBERDSAK RIVEHATTE (HB) LEUZ. —A. EU (FE
B) ORFRIEEEFTEREY R 1Y ORBERRENRICL 2 I—OBD
SJOEHRSFLENS,. I—0OFWHETLERLF UL, 2021FICA>TH
5(F. KBICBVLWTRERMKMBER - F2 L FERZEAILETEP, K
EHTOENFENRDOBILE K RFIEEDUEIC KD RKEEND LR
ENSKRILABVED SN, 2RMICAZTHMETLE U,

A{EREEARIC ST D [SiEDERGEH]

FEUT, AADESEPHRE (U NEFEESHET, ) ERENGREN
RETIEHDOFREEEASICIRE L., EEMEDOPERANGREZERULIC
ERZTVED,

CEBEEBIOEAT 7V REPRELLKENT D EEDIULET,

- PRSNZEE - MBREOE(EZRF A LT, DRENGERN SEE

BERZRELFT .

CBIFVRIEBIID. BETORESVEHETICREZSZZERICOVT
DHEEN S DD PBAERENFHEZRFE A e LT, ZNEFNDT 7V RD
BUENRLLEN LT 7Y ROEDEHSUE T,

- BAOMERUZSOHDIERNS., FRT 7 ROEBIIWEAT 7~ RORRS
FEMEICGUTRELE Y,

BH. BEEOEESIOEFANDREFE. K77V R - 3VHILT 4
VI DBSICEDETVETD,

=BT AUFICDONT

(2020.6.16~2021.6.15)

LT 7Y ROBEREDHES KUBEFANDRER. K77V - I0Y
T4 VT DYPEZEZRITTHIET,

SEREIICOWVTIE, &5 - BRE. RENEZZRL. EEELD(ICOL)
TEERBULF UK. &fc. EAFE. URIDNEZEEZ. BAT7 VR
DENEEZREELR U,

10



>

wFedvvzlbVa (BEIAD)
WEAT 7 ROHEEREAP OB ZERS L UHALLE

T MR NE:

A e A

XA IS TR 345% 29.6% | 34.7%
F4D/9IVINY - Fa5TI - hyNZ—-XEEIT 7 VR 37.3% [19.7% | 16.5%
40,/ GQGZO—NIL - TIA T« 33.8% | 8.6%|16.5%
A Vv INEET TR 2.0% 10.3% | 4.9%
T ANV IREET PR 0.2% 119.9% | 19.9%
LM - TSUF 0 DA VHNBERBSE D 7R 13.7% | 2.3%| 1.4%
SAOPRRAMFESE 7 VR 49% | 41% | 2.5%
JO0-NL - A7PEETF7 R 10.2% | 49% | 2.8%

(F) EALERGHCEERERCT T D%,

RIFI—=T EDERICDONT

L7 7Y RGERDHLFC[FEFREL BRIV FIN—IBRUSEEY
ZRIFTTHYE A,

PETICONT

SERERIE. ERMESFZEHELC. NENRZEES BTV RER U,
BEH. BRAEICOTTLTEF, BRAAHICEISERTECLLEEET,

WOEFREDAER (17505Y)

= H
L] 8 2020 6 B16H
~2021% 68158
SHH9EEE (FhAd) ()] —
SIEAE(MER R (%) —
LEADINZS () —
HHADUIEE LIS (M) —
B BC SR EE (M) 3,697

CE1) [HFAOWRE] 1& [REEREDOEAFING] SRU [REEREDAMEZST

HEEH| DNOPECTHIUICRETI, &lc. [HHOIREUN] & [IREH

B KU [DEERELS] DSNEICHYUICEHE T,

FAREE BT TS Y . BRI E SHONBLN DG SN S (BhA

#H) [CEBBULBRVBENSHUET,

(E3) JPHEEONEEMEAL K FIMNEE (Bhidd) DIREEME (DA
#) [CHIBHLET. 77V FONBEEFRRIET,

(x2

S seommnsst

FEUT, AADEEPHRE (U—NEFEESHET, ) ARENIRER
RETDIEHOREBSIASICHREL. ERMEOPEHNGAEZERU
BRZITVERT,.

- BEESIBEAT 7Y REDELLKBENTEZIEADIULET,
- FPRINZEE - MBEREDER(EZRFA - LT, DRANGEHERN SEE

BEnZRELE T,
cBIPVRIEBITD. BETORESPEEFSICHREESIDERICDOVT

DHIEEN D DO PBRENFHEZBEA LT, ZNEFNDT 7V RO

BUEDRILSEN U T 7Y ROEDEDHS UET,

- BROMERUZEEOHIERNS. FRT 7Y ROBINWYEANT 7> RO

FEMBILUTRELE Y,

RBH. BERDLEESLCEHFANDREG. AMT77V R - IVFILT o
VI DYMSICEIETVET,

11



Sy avvIlbYa (BEIAD)

1 702 OERORHE

ey
b 5 | (2020.6.16~2021.6.15) ] =l » i =
& @ |k =
_ . | (EEE8E = SRR O T B A x ST
E R W M T63m) 1.208% SRR T BRI 12,552/ T F
@ 1= 2 ) 62) | (0.495) | BESHNE, T 7> ROEAEHE, SEAHAOEREN, BEMEDE, EATEAEOENEDTE
= A H) 67 T 0770) | Bmaidiyia. B mEa B aa DN, LBACOED > ROBE, b0 RRIRtE 0w
& H 2T @ 10033) | BrAHA . BREEOSE. BEAtS DEROES ORI
S EEEE M — _ | AEEREAE - SRR R T AN SR B OT RN
EETETMNL. AMEASOSEOR. FEMNACTILS FHH
PR ——— — | I = SER DB ISR 5, SF R DTS eI
AHTATERE. AHEAONS ORERET SHElCHT 55e
z ot & A 1 | 0008 | Z0ftB= S mEIhh Z DR, S RO PSS
& & ® A (1) | (0.008) | EERAE. BEENZICIILS 7> > ROKEIC 5 HHA
ED (©) T (0.000) | BrEREOLES -iT % 2 OB
=] 5 164 1.306

) SEREAPOER (EERON D2 DDEEERZSD) (8. BHICK > TRMEDKICEEN DD, HEDHMEDBEEEICK IEHUIERTY .
(£2) SRBEEFEETE(CHRBZLBAALTH Y &I,

) BHEEF 1 FOZBY OZNTNOEREZERZ IERHIPOTGEAE/MER CHRUT100ZR CLHD T, MRS 3 AREZIUEAALTH I ET,
(£4) HHFANTVB VY —DT7 Y K05 2156, TEEREFHLL BMEESIE RS LU ZOMERE. DY —T7 Y ML ILRED S5, COT7 Y RICHLI2DDEZHE
9, HHANTVRRE(EEES (W—T7 Y MER<, ) I"H2H5. SEEOERIF. HHREEFTIASIDL > BRZSHF B, S, SFREETIEFOBIDTEHR
FERICSITD [1HOBYOEAOEM] MBS TEZHDICDONTE HEALLT 7Y FOME] (CRRIZIEELTBUFET,

SZRH ~N

WiSRER
HERIPDEA - BRICHD > LBADKEE, BOOTYUZHEDRICHPOTUREDR (105)) ZRULHTHRULHERR () &

2.01%7T9,

EREEEAELN REEE (D+0+0) 2.01%
0.02% U DD 7 ¥ ROBMAOLE 131%
= QBERT 7 ROEREEERDLE 0.69%

0% ORER D7 ROBREEEALSI DR 0.02%

N (=3
N CGE1) QOB 15044 QRGBS THU BRI &Y EE Lb0
' <9,
(£2) SBAR. FAE LT, BEFHH. TEESTFUNS SOEMESDE Bz
SHELA.

(¥3) SHXRF. FR|EULBETT,

(E4) ®EET7VREEF. TOT7Y RPEFANTVDREETIS (YH—
T7Y R%ZER<, ) TT,

(£5) ONERG. XHP—T 7Y RO >BAZSH. BRELT 7Y RHL>
reBERESHEL .

(£6) ONEAEQANERIF. St ESNZHBNRBZBENHIET,

(E7) LEROBREHTEHLUIEHDTY, D, TNSDEFHLETHSE
THY., RBEICEEUVCBEROEEREERFT,

Bdid BEERamn
SRR 0.77%
(ZEERtt)
0.03%
1\ J

12



Sy eavyvzIlbVa BERIALY)

BEESKUEE DR

BEE. . TABKLUEBEMEADIKNR

KREEEZREES 20214 6 B158%%E
(20206 B16EHMNH2021%E 6 B15H&FT) 8 B = H x
E] I = o (A) BE 3,183,597,259H
[} RS FE (0O S 28 J—-)L-O0—>%F 46,159,916
o O T O T BEETERIES MR 3,137.437,343
FE - IwIIIHRRAT T 1139131588 | 260,000 (175696555 | 300,000 (B) &iff 20,698,102
3L NYINEETT 103928418 | 120,000 | 66441212| 78,000 AL 1,424,510
S SIS 19,151,950
3L IVIVEETT ] 55162373 60,000 (194285245 | 213,000 Z DML 121.642
TR Ee 7327 1102803.089 | 142,000 27324303 | 362,000 (C) MREHIAA-B) 3.162,899,157
= - A 2,309,095.767
F12,GQGT0= V97482065 |  279.000 | 95.361.628| 115,000 BB 853.803.390
7 %’f JPERMUERES| 95100975 | 33000 67.672.173| 79,000 (D) ZEHHEROH 2,309,095,7670
PEPE IR 1 504 Y E#fsE(C D) 13,698
AR 7 K 12428916| 15000 37.300.118| 46,000 *ﬁ,ﬁéllB(jéﬁZ—igﬁég%%,S%éE%&ZN M. SERBETCsTsENEETraE
53 70— /b - 554,008,914, ERRKITTARE807,179,368MC .
=it I7 VR 7EF| 154149 18000  7.16043] 85,000 # SR DS VS | ORI 13,6989 C 7,
(Z1) ZBERELRE.
(32) SBOBEFBRIET,
WS DINR
WS 25 202068416 202146
WAISEMHA £ OB KRS _ S e
HERHAPICHIF DFIZRRAEDEE|IEH ) TR Ao (A) BENZINE A 9,158/
SZEFIS 1,913
. IR A 11,071
lﬁﬂlﬁl%ﬂﬂﬁﬂii‘% " - . (B) AffisEsEE 487,701,235
FURFT e TP XADEANIIERT 7~ RO SER 556,664,301
5 5 v R & E] _ i BN bpl=t:] A 68,963,066
S RRTERE = BIF M B = (C) Stz A 38,862,327
ENERETE O 9 % s
*F - VR TP YR 550,892.392|  1.096.992 347 (©) égq;fﬁ%m +B+C) 448,829,750
2 - Ay IREET VR 544,480.193 629,364 19.9 (E) RUFBIRELRET S 146,419,031
XA I ISUEET VR 139,571.153 154,421 4.9 (F) EIfSStEERE 258,554,609
TIREDFd & 2770 | 321502408 520,834 16.5 (ECSFEZH) (169.974,165)
S49,/,GQGIO—NI - TIAF + 372.560.9 523,299 16.5 (f_ﬁﬁmﬁéé’ﬁ‘) ( 88580.444)
S PRI RESED 7 R 67.025.18 79,692 25 (G) &EH(D+E+F) 853,803,390
ﬁ‘ M- FSYFA DL VABEET 7Y | 35 680.401 42775 14 REBREEISRE(G) 853,803,390
T ' ’ ENETEEES 258,554,609
NEIR SIS RS L/ At AL g
20—/ - APEET 7 VR 7.23646 90,057 2.8 @ff*ﬁé@ﬁ (169,974,165)
S o [ OB & @ pomiooside]  3137437]. (EIREHESER) ( _88.580.444)
- Tl s oW B <t &> 8541 <99.2%> DECEERRIE 595,257,939
(F1) LEMiE, WAERENT o IBOLE, =Tt A 9,158
(£2) SHIEADRMLABEE T, CE1) ELHiEIC R T & RE B SEE S CRn L CH I,
(T2) EIETEaLESE &4, EDDE%{%&EK&@%@EMLL A% FEBEE(E
BAELT, HOBESEAEE L TIMBE NS .
WS ETIAEDEE (63) Jiﬂ\%‘ﬁﬁu@ﬁ%@ﬁ%ﬁkl;?uﬂ MRz EE@ODDT%B& () | BOBRBCE
202146 815851
E| -t = i [ N
A E - [ = .WH&:}E%@ET%@*E (%gﬁ)
F % B g 5 £
REEER S 3,137,437 98.6 (a) RETERE DI HHEING (02}
d—)b - O—VE, ZDfh 46,159 1.4 (b) REZIRE DA MEIZSTE S8 442,210,222
SIS ERER 3,183,597 100.0 (c) INEFEEE 258,554,609
(3) SHBEBOBAF Bt (d) DEEFREIS 153,047,717
(e) BEADEUREE(a + b+ c+d) 853,812,548
(f) DicE 0
(g) BHRHODECURE(e — ) 853,812,548
(h) ZEHEROR 2,309,095,76701

13



XA Vv NNUHRT 7R (FOFsH) (EigtRaisEREM)

* 2T 7 Y ROEHEHB ERDEN TI,

A & 7 88 | ENERE/EA M

15 55 81 B | BHIR

B R A i | GREMEORRESS U CGERZITRBRVE T,

R | T TN T —

NE=7 7Y R S5 homirs

i_;%’f%)iﬁ (LB FPEZSHF

>
FTERENR B Ty, DHEDOERERES T L
N

NH—-7 7

8 Al R

7
YT 7Y REA LRI %
~ Y -7 7 v RO
B o8 A L B s | R

DECHRERS, RERREOESF NG C TR
FHimZSHET, ) F&L, RAIEULT, 5

DN SEEMEADKESEZ]ZE L THEEERZ
RELET, 2L, BHFNEDDERDEEI(C
&, PEETEOBVNEN DI FT,

{>TUZ02149202106158

24 IvNUBRT7UR (FOFSH)
(ERRERERER)

ERRSE (F1FhR)
E75

(R&H 20215 6HK158)
(fERXISREAR 20206 A16H~202166 A15H)

RWMBEDHEEEN

BL. BRIDTEREICHITHUEBELSBILBL LT
%g_o

ST, [#A - I NNUHEKXT 7V R (FOFs
) (EREREREREMA) | 3. ZOrU. 7
BDFREETIEVE UL,

Z 1T, HBERBOBRARKRE THREB L EIFFE
3—0

SEHRED—EBOHINITCZHIFTIT LD, BBV
BULEIFET,

KHI7BYRIRTIA B

Daiwa Asset Management

K7 Y bYRI XY bR AT
RRETFREXAOR—TBEIE 1S
sRELWaLEE (O—-ILEY9—)
TEL 0120—-106212
(E%HnD9 : 00~17 : 00)
https://www.daiwa-am.co.jp/
<2149>

b 5 B D:ERRE

2 % fli & TOP I X . N [

REB w102 B2 summ| B2 Bk | Bk | K75
Al B[ % % %| %|onm

3HK(2017668158)] 13,010 0| 11.2[158809| 24.4| 95.0 — | 4039
4HK(2018F68158)| 15,562 0| 19.6[1,789.04| 12.7| 96.0 — | 3.692
SHER(201926R178) 14,160 0|4 9.0[1539.74 [A13.9] 949 — 12945
6HK(2020568158)| 14,414 0 1.811,530.78 |~ 0.6 95.4 —| 2139
7HX(2021568158)| 20,095 0| 39.4[197548| 29.1| 959 — | 2,952

(E1) EEMEBDEERFDEEIAM

(E2) 1BRIER. BEBRMAMICKIVBEICHE> TEESNZHBENH I &I, LD

EBHIEEBRTHIE/D T —IZFEALTHIET,

(E3) HABIOHEYOMALEF, YT—T 7Y FOBMALEREL T 7Y RN~

AHELIEDESHET
(E4) HAEYHLERFEREE-TTREETT,

EREE
BAEMEEOHRBICDONT

(M) (f5F)
22,000 50
20,000 A 40

18,000 30
16,000 /JY,V 20
14,000 W 10
12,0%0

H B R
(2020.6.15) (2021.6.15)

— BAiE (£%) — HESEREREMR (£
s (B

* DECEHIREREMRBEE. Dice: @BAH) ZHEEICERELCDBDEHFBRL
TEEUIBDT, 77V NBRADEBENR/N D —< Y AZRIHDTT,
*PEEFF/RETINESINCOVNTIF. BESFATHRDOI—RICKER
WET DESEEHNICERETII-ANRBVIT 7Y REHIET) . /.
T7 Y ROBAMEICKL Y FREFGDEBIET., UH>T. BETFDEH

DRRERTBDTIFHD Y FE Ao

WEE(TEE - EER
B &:14.414M
Hj K :20,095M (HEE0M)
fEEEE 1 39.4% (DECEIAT)

NEEMEOE L EENER
ERHmRn’. SEPRETOREGEFMENRLBHN TOHLIO
FOAIWADDIF VERF - BEDETREZERICOEL. BEEMEAD L
FUFL. <hbULLF [RERRICOVNT] ZIBRITET0,

14



xZ c IvNOHRXT 7R (FOFsH)

(EtEHEIRERETA)

B H

2 ¥ fi 8| T OP | X | =®|# =z
I 55 5 | (SEHEH) [ B 58 % | AL | ST

=] % % % %
(HiE9)20204F 6 B15H| 14414 —11.530.78 — 95.4 -

6 BK 14,775 2.5]1,558.77 1.8 96.4 -

7 BX 14,194 & 1.5]1,496.06 96.2 —

8 AK 15,138 5.0]1.618.18 5.7 96.6 -

9 BX 15,390 6.8 1,625.49 6.2 95.5 -

108X 15,188 5.411579.33 3.2 95.6 -
RIEES 17,186 19.2 [ 1,754.92 14.6 96.0 -
128X 18,119 25.7 1 1,804.68 17.9 96.5 -
20214 1 BX 18,147 25.9| 1,808.78 18.2 96.3 -

2 BK 18,537 28.6| 1,864.49 21.8 96.2 -

EREES 19,727 36.9| 1,954.00 27.6 95.2 -

4 BK 19,234 33.411,898.24 24.0 95.3 -

5 A% 19,459 35.0] 1,922.98 25.6 95.6 -

(#8%)20214 6 B15H| 20,095 39.4| 1,975.48 29.1 95.9 —

GF) HIAREEMEAFHERSAH. BEREHEL,
BREBIEICOW\T

BENHR
EAMRITRE EREUE U,

EAGKTRE. SERSAE LY. ERADIHEL IO DA )L ADRZIR
MBREC—E—BZR)RIBBERY., #EVWBETHELUE Uz, 2020
FIBICAD E. KEBARERECBVLWTRERD/N A T VEIETE
B DHREREG > TRECHT DAEEMENMGELIET &P, BEKICH
WTEHDD I F U ER SN TEENIGE e T RSN, #ifild E
FUFUR. 2021FICA-TH, 1 BIFKEY a—IT7MNICBIT 2 LR
ERECREFRZEHNEAIL. KRBEAS LU L TR CREERNIH Uz
O & CABEER R EDBERDERIBEMIRREEH . 3BICIEKEDE
TEBERRAFER SN E CREDSKOERGNEE >l Z EHFRRSE
N, KFESHTHBLUE Uz, 4B 5IE. EBRD DA )L RDBEIKR
WEEUVBUBRBESENREINCTEP. KBICBWTHA VI UER
PEFEEIENMBIINTHAIEFTELIZDDOD, 5BPaLEFE. 1~
TUBRSDO—IRYENTD I FOEHmanl AOREERH BNz &
MIFEC N, MilFRFELUE Uiz,

AEREIRICHETD [SEDERSE]

BET7UR

[ - o INUMRATT =T 7 U R OFHAHENREZITVET,
WA - v NOBKIYF—T7 VR

2020 3 B T ALIBOENMR RO EFICKY . MBE2AED/NU 1
I—Y3VRBERENZLLBDD. MGICIEFERICREMEMEESINTS
Do FEIOOF DA )LRADE 2P KPBEROBIENR TN, BERTA
U RARELEBILT DBRIDBVERVE T, BETEBORBHIFHEI D
DH. BETFUIAXA VI IVADEKIEZE T ASITDERDEICRED EHF
SN, EEOEDOREUNIIERT VIR, hHAFIRKED S Z X #{@H"
R EBONDHAER— T+ UFTOPDICIBZ DRI A IV ERFETET
ED

(2020.6.16~2021.6.15)

R—bkTFUFICONT

(2020.6.16~2021.6.15)

BET7UR

[%F - I INUMAIT =T 7 U R OFHAEHFREZTVFE U,
WA - v NI —T7 VR

MIVEEALLRIE, O5~97%IEETHRESEE U,

AR AOF A )L RBEIEAIC K > T2020FE /I (F A E < EBFBEH R

MU LD, BHTDDIFUEFH - FEORRBLUDIISHESHIEIENS.

RELBLZREAICHE - BRZRELE U

EBE(CHBNT, JOFBTOERDIENNICRFEDRHH SHEE/N
UaT—yavphRE< LR UIRIPERKE D 9 —DEEZTIFEL
feo —7H. BHETEDVERILT B (CON—RERBMIED_ LR PRSFIDE
IBPRESNEIEN S, SFBUROERE - TEERDHEY. TREROEE
¥ - BEEEREDHEE EFFE U

ERERA TS, BRI REE T LU CFHES NS DOD., #ifE

SEPNRENY 2T - 3 V[CEBRNRE S e EIVERAF D7 X)L,
ERERBAFOSMC, IP7AVAKFOIAF U ITEREEFHLE U,

—H. FRRITHHFANZERE LT, EI=HPHRKIEREN DI FET,
E=HEF. FELIOOFTDAIVRAICKDE L WGEIZEEAN DRI K W ¥
NRELARUDDD., BEMEBICOE>TDEER—N T+ UF DN
EPEEEMICEY). JU—F vy Y21 TJO-BEANRELHELTVD
CEEFHMBLUE Ule, Fey B0 EZRIER. S8R I9—0D%
flin' LR L2, BREII—IEE/NU21T—3 hEBE105ET
BREKENETLTWEC L, HRTANY Y I 7 EBDIEREFE > leh
EOTEEANDHFN O, HFKAEZHHANTE U,

NYFI—TEDEREICDOVT

LT 7V NIERADFHEEZIFERBEL BRIV FY—IZRITTHEUE

Bho

SZIEH (TOP | X) DBBEREF29.1%ERBRVF LI, —H. HBIT7Y

ROEEMEBOEEERE39.4% 13 X UTc, BXHES. (LR PHTRGRE

TOBRMEFIRIBVI I —V(ICEBMUICCEICNA. BEE PO —

N=DI—hPEERDT7 VI —II—MIKIEEREDI D SSRICHFSL

F U

MTFDIS2. BT 7Y ROEEMEEESEIEHE DBEERDONLE T,
(%)
45.0
40.0
35.0
30.0
250
200 et e
150 p—===1 | e
10.0 -
50 -1 e
0.0

LY
(2020.6.15~2021.6.15)
CO=E#Mge ETITOP I X

(F) EEMEADEEREFDESAH T,

SEEICONT

LIEREAF. ERMEFEMRLC. MBNEZRESETCVEER U,
BB BRH\ICOETXULCE. ERAHICEDTERATECLIEERT,

BSEREDOAR (1H0%Y)

&
15 E| 2020% 6 5168
~2021% 6 8158
HHREEE (FHAdH) (M) —
SEAE(TEA S (%) =
LDV (M) —
LEADINZS LIS (M) =
B EIREE [GE) 10,094

CE1) BN & [REEREOESZNG] SR [RERRE OB
BEEL]| DONECKALICEERTI, Flc, [HHOREMUS] & &S
B BRU [DEERELE] D ONEICHEBUICEETT,

(£2) ARBEFVIBTTH Y, BEDONG & SEOINHUAN DG AEHANES BHA
#) [CEBULBVEENHUET,

(£3) SMDESONEEMEBLEFSPNEE FiAd) OHRELEME (DA
#H) (NI DHET, T7 Y FONEESFRIGIFT,

StenERAH

L E
[ZF - Iv ISR —T 7V R ORFIBENREETVET,
WA« v NIBRIT—T 7R
BEEEZPDCHEREBICIFE—I 7O NEHRAZD—H. KETH
2021 EBFLRIFEK - £ROMBRE CEMRCEUENET. RE
[CHEB U TERAR STeHNFTP. 4V T UBRIN K TR KEESTHEDSHE
DEFBISERULTWVWSERX T,
ERTEFREIOFTIAIVAD DI F VEBH TN B FAEERIFICAD
e, MERDEHNERHE T 2 ENHFINET, 2021FE38H(EF
NS D¥MEEE S SE EHEET. BRAMATHEONY 2 T— 3 VDN
IR UE Ules e S%T—NU VT @mh KETERIETD &, TR
HICHDNY 2 T— 3 VH W DL KRBT EDBESNE T,
JOF @ SDREEVNSATIRBEDNEICED T TR, BRIFIGE
BEEHDORMIAEVEEICTIET 2 —H. WREPEMEE LR(ICKY
HEEICVA T ARENEUZ SBPECIFTEFEL TV AT,

15



XA Vv NNUHRT 7R (FOFsH) (EigtRaisEREM)

1 702" DERDAH

ey
& B | (2020.6.16~2021.6.15) B g ) " =
2 @ |k =
_ . ., | (EEE8E = SRR O T B T8 x IS ST
2 R & M| 139m) 0803% SRR D T BRI 17,36 0PI T T
@ E 2 )| (134 | 0770 |BEAMHE. 77V ROBHEHESE. SHAM~OEHED. BEMEDH. AEEEEOEREDTIE
=R H) OO0 | A, TERTDET > ROBE, B R % i
& H 2 @002 | BrAHA . B RGBS, BEAH S EROES DR
S w EEZ A = SRR O EE TR, SR PR e
REERTFUHR 53 | 0303 | emacrunid. AMEASOREOR. REONACTIAS TR
% ) (53) | (0.303)
PR —— — BTG = SR OB A 5, SRR DT S e
AMTATERIE. AMESONS ORERET SHElcHET 55e
Z 0ot B A 1 | 0005 | 2= (R Z Db, 2 R EIh D TS EL
%= & B A (1) | (0.005) |saxmmis, s ASIchS 77 > ROBRICHDEA
(Ea 0 (0.000) | B RiOIES - 5 2 DB
=1 B 193 1.111

LIERHPOER CHERONH 2 DDIFTEERZSD) BB, BICK > TRHEDRICEIHN GBI, HEORBOBEACIVELUERTI,

(£2) B2EBRBEECE(CHXBZOBAALTHUEFT,

(£3) SHEG 1 HOHY DZNZTNDOERSEE SERIAPO TR CHRUTI00ZR UICHDT, NH=EH 3 RGZMESAALTH I ET,

(X4) HFANTVB YT =T 7Y %2155, FEREFHE. GlEESEE RS LUZOMERE, BZXT—T7 Y MOKIASILREDS5. TOT 7Y RICHILT 2bDESHE
I, HAANTWVDRERLS (YY—T7 7Y RER< ) 1'$256. SEEOERIF, SHREETIASI A BRZSHF B, BH. SHREETIEFOBEIDSTER
KEFRICBITD [1H0OHYDOEADEM] HNEEBTE2BDICDOVTIE HEA LMD 7Y ROWE| (CRRIZIEELTHBIET,

(E1

WFEES KUEG | DRR (3) HERHPDOFERTFHELEEICK T 2FIERBRANDILLEE

HISEEEZREIFORTE - BRINR (2020 6 B16EH1 52021 6 B15H% T)

(20206 B168H52021%E6 B158%T) B g fm ]

55 = fi# 9 FTEEZRSLFHARER (A) 6,971FH
] S 2O H|= ) SHEHIEBERANDZILE (B) 818FH
F0O ¥ FO ¥ (B)./(A) 11.7%

x4 - IV (03 FEELTARRER. C0J7 Y REHANCTOBRT— 77~ KD koo
XY—T7UR 441,382 | 862,630| 467,829 840,420 BEO5D. chIr Y RIS B b0ESHE T, ’ ’

(%) BARBEVHET, i T g | (= . o _
XABERALE, REGEFERUKREEANCETDAREENRSE 1 BIORESNSFIEHE
FRATHY . BERBICHITDHT 7 RICRBIFEBRALIE. KBS TY .

BHIGTE RO TFEAMNEEREICH T 585

(20206 B16EN1'520214% 6 B158% T) WA SRR
- g E| A HigEETEES
B A - I NUBAIT =T PR ) H = 0 [ *
(a) BROkRmESE 4.762511FH " B wmlo BlF W ®
(b) FEP DTN R B T8 2,156,890 13 e e +
(C) #EBItE(a)/(b) 2.20 2 - D SUMRTY—T 7 VR 1,435,162 | 1,408,716 | 2,949,147
(£1) O)BEBFREDENARRHREDTE, (%) BARYBRC.
(£2) BlIFBERT,
. WGBSR EDIER
WFIZEIRA & DBLE [IRRE 2021 6 51588 E
(1) RE=T 7 7 RICHIF B HERBP OFIERERA & DG KR = 7 *
I]
HEREHACRIC 313 B FIBBIRA S DERG I35 Y F Ao 8 = ¥ m B | It %
M %
2 - D SUBRIY—T 7 VR | 2,949,147 98.8
2) Y= 7 Y RICB(F 3 SERBHOTIEBREA & DR HAR LD J%, 20t 34,568 1.2
(20205 6 B16E11'520214 6 B158%T) BRAISHAERER 2.983.716 100.0
— 5 = = (%) SHBRDEBRFBIVIET -
- ,lENES S5 E S 5 5 A E
A |BEAED| B/A|T C O |BEAED| D/C
HU51I0% B 5 0% D
&hM| ®rM|  %| 58| BA@| %
et 2408| 297| 123| 2354 275| 117
—)L-0—> ] 19,979 - - - - -

(F) F9REEIE100.0%
XFHRBINGEF, YT 7 Y ROFFDHOGECHTREINE—T 7
ROYY—T 7 FIEDRDEIS.

16



7 Vv NNUBHRT 7V R (FOFsA) (EiSHREIZERER)
BEE. 88, T8 LUREMBEDORT
20214 6 B1581#E
1 E] El ] *x
(A) B 2,983,716,369M
I—)b - O—v% 12,278,747
27 - Vv OB T —T 7 R(GHEE) 2,949,147,622
ENION 22,290,000
(B) &afF 31,645,793
ESIN: 2k 21,999,998
FRILSETERAM 9,580,264
ZDfthAILEA 65,531
(C) HEmELSEE(A—B) 2,952,070,576
T 1,469,075,150
RERfEHIE T 1,482,995,426
(D) SZEEROE 1,469,075,1500
1 A0S EHMEE(C /D) 20,095M

*HIB(CHIT D TTAEIE1,484,489,707H . HIERHIBEPRICH T BENRETAHES
467,703,891, EfRITAZE483,118,448MTY,

s HHIROFH RO Y OMEEERRE 20,095 T,

WERDIRR
LE B2020F 683168 E2021%6H15H
I8 E] 4 5
(A) BoHFIUES A 1,395H
SRS 291
FILFIR N 1,686
(B) BifiEEsTcEiaa 656,187,130
TR 775,791,687
FEE A 119,604,557
(C) {SETREE A 18,517,115
(D) ZEpiEE(A+B+C) 637,668,620
(E) pipi@istss 164,215,013
(F) EnfSitEisas 681,111,793
(E=EEEEE)) ( 515,885,625)
(FEBMAEZER) ( 165,226,168)
(G) &5t(D+E+F) 1,482,995,426
RERREISEE(G) 1,482,995,426
BiStERRE 681,111,793
(F=EZEELE) ( 515,885,625)
(GEEBIANER) ( 165,226,168)
DECAERIET 801,883,633

(E1) (SEEHMEE(CIHEFERMNICN T D HBEREFELRZSO TRRLUTEIFT,

(X2) EBNEFEERBEEEEF, BIERELTALOEFZVV. TAZ TO2HEF
BRELT, tO2EGEAEE U TESNET,

(£3) WEHEE0stEBEE T INEHEEDHEBRE (W) | 2IsRET
(A

BEDEEDHEBRRE ()

18 = El H
(a) REZREOESFING 52,220,663
(b) RERREOEMIESTESFER 460,856,261
(c) INERES 681,111,793
(d) DECHERELE 288,806,709
(e) BHNENZEA(a+b+c+d) 1,482,995,426
(f) i 0
(g) BHHEMUNENRE (e — ) 1,482,995,426
(h) ZEERDOR 1,469,075,1500

17



=% i
ERREE

A v N T 7

TrNBAIYP—T7 VR
78] GREBE 2021%6H158)

VR (FOFsH)

(RS 20206 6 816H~20214F 6 B15H)

XA - Ve NUBAIY =T 7 Y ROBARRZ CH|EP L LTFFT,

*Z7T 7 Y ROLEBFRDEY TT

B R A | EHVEOBRESHS U GERETRVNE Y,

T B R E N R|OHPEOSHBERES P HSHK (HEFPEZESHFI. )

% X M A H R | EEIR

K7 EYPIRIA LB

Daiwa Asset Management

K7 Y bYRIAY MRS
RRETRABXAOA—-TEIE 1S
https://www.daiwa-am.co.jp/

WS{EREATh OB AE(HEE & hinE0#®E

(M)
22,000
— EAE(HEE
20,000 AMWfIVW/AWJ/VWMxeMy~
18,000 /ﬁ
16,000 mevfwﬂ VN
14,000
12,000
Hoe B X
(2020.6.15) (2021.6.15)
& B @ 2 % fii 88 T O P | X |[#% =[#% =
[ 5% = | (s2ies) [ % = | HALE | TYtE
5! % / % %
(HAE9)2020% 6 B15H | 14,894 —11,530.78 95.5 -
6 B% 15,272 2.5[1,558.77 1.8 96.4 —
7 B% 14,681 & 1.4]1,496.06 | & 2.3 96.3 —
8 B& 15,673 5.2[1.618.18 5.7 96.6 —
9 B% 15,943 7.0]1,625.49 6.2 95.6 —
10B% 15,745 5.7 1,579.33 3.2 95.7 —
118X 17,831 19.711,754.92 14.6 96.1 -
12B% 18,812 26.3] 1,804.68 17.9 96.6 —
2021 1 B& 18,854 26.6| 1,808.78 18.2 96.5 —
2 BX 19,289 29.5]1,864.49[ 21.8 96.3 —
3B% 20,544 37.9[1,954.00] 27.6 95.3 -
4 B% 20,044 34.6[1,898.24| 24.0 95.4 —
5 B% 20,265| 36.1]1,922.98] 256 95.7 —
(BK)2021F 6 B15H | 20,935] 40.6] 1,975.48 [ 29.1 96.0 —

CE1) BEEERIFHEL.

(E2) EXEIF. BHIRERHICKVBEICHE > TEIESNZHBEN DI ET. LD
BHEEBR T/ T—IZFEALTHIET,

(E3) MASYHLRIGEREE -TTRERTT,

GERZE)
SEEMBBZDHEICOVT
[E#(HEE - BEE]
HAES 1 14,8943 HASK : 20,935F BEEXR : 40.6%
[BEEMEOE S ZEER]

ERS%TRA. SEPRIRITOXRIR G ERIENR BN TCOME IO
FTOAINWRADDIFUERE - HREOETREEZERICOEL. EEMED L
FUFUR. <HULIF MREBEICOVT] B#I8BIRTV

SRERBICONT
OEM#TR

ERRmRE EFUE U,

EAKRIORE. BERBHEE LY. EBRAOFHELI0F T )L ADKRSE
WRBREIC—E—BEBRVIRITBBERY ., #EVBTHERELE L.
2020FE118ICAS & KEARBERCBVWTRERDNA T VENE
BIFAEE ) DEEER &7 > CEREICH T D AEREDBE UIe &,

FERICBVWTERD D I F VA ERSNTEENEE > Ilc T EDFREN.

BIF EFUE Ufco 2021FICASTH. 1 BIEFKEY3—IT7MICS
172 LRURERRE CRERBMOBH L. KBRS KU L Tl cR
FRNHIUfc C & TREMRENEIR EDBERDERRENREFHEFO. 3
B [CEFAREOBNEENRSERS NI E CREBORIOERSIS
FoIENFRESN, KBIFBSHTHR LI LI, 4BH S ERW

DAV ZADBRRTHRIL UBURRBEESEP/FEL SN &0, K
BICBVWTA Y ITUVBRNIBF > I ENHR SN THITE TS LB D
D. SAPELER. A VT UVEIO—RPEN T I F Y OeHhEmT
RAHSEBOBIAS NI E PP RAS N, Ml RFEL & Uiz,

SHIEREIRICH1ID [SEDERSE]

20204 3 B FALBOEAKKTIRO LRICKY . miHEEEDNY 2
T—YaVEFERENZLLHO0N. THICEERICREMNHIESNTS
U B0 DAV ADE 2R PKPEROBEARI NS, RERTA
VRDPRESRILT BDBREDBVNERNE T, HEFBORRHAFBI D
DHY. BETFUIAVI AP KIEZEITASIT BARDEICRD L8RS
TN, FHHEOEDRBUN SN T VEEM, EINFIRKED 5 R #E D
R EBONBHRER— BT 4 UFDPDICER DRI AL EHETFET
ER

S R—rTFUFICDONT

HIVEALLEE, 95~97%iIEETHB S EE LT,
FELDOF DA )V AREIEKIC K > T20205FF1H F K E < BHEENHHE

INUE LD, BATDDTF VEF - HEORBLHIIBHEDIIEN 5.

BREBCZRIBACHE - ERZEERLF U,

HERBEDICHVT, JOFETHEBENIEEHICEREDRAD SHK(H/\
Ua1TI—y 3 VhRE LR UM OBRKE I I —DHERZETFFL
fzo —H. EHEIEHERILT D (CDON—RERMED LR ORHASHIDE
BRSO END. SHBROER - AEEREY., MiEER0OEE
¥ - EEEREDEERE LIFFE U,

BRI Cld. BRI ICERBLHEBIFHIE L CFHESN2 DD, #ifi_k
BRARENY 1T -V 3VICES

—h. FRITHHPANZHIRE VT, EI=HPHRKIEREN DI ED,
AE=FFE. FERIOFT DAV RICK DB UWEHRZEENDRRRIC K i
WARELFRELUIEDHDD., BEHEBICHDE>TOEER—NT 4+ UT DK
EPEEEMBCELY. TU—FvvraTJO0—-BIEIHKELHELTVD
CEEFHMBLE Ufe, ey IR0 ERIER. E5BERTII—D%
i ER LI 2H. BREII—PENNU 21T -3 VABEI1I0ET
REKENETLTW S &, HRThY Y I 7 RFBDIEREFE > e
EOTEEADHEHENS. HFKAEZBIFANE UL,
ORVFI—TEDERICDONT

HT 7V RGEROFHIFCFEFEEELRBRINYFI—TZEITFTTHY
Ft Ao

SEEH (TOP | X) DEERE29.1%ERIE U, —H. HT»
Y ROBEEMEADEERIF40.6% ) F Ulc, ESHEES. b 0HEITEE
BRETOFMBIRPEN BN I —VICERM UL EITIR . EBE DM
DA —=—N—DIT—;PERRD7 VI—DI—MILWERFED B TSR
[CHF5LF LR,

(SEDERAH)
BSEZDOCPERBICIFE—I 7 U MNENREZ D —7. KETH2021
FF LRI - SROMBERE CEMRICEUVHN U ET . ARICHERL
TERFRZSINTL, A Y TURRN < T RAREESFHHDSROEE(E
BRUTWEZXTT,
ERTIERIO0FDAIVADD I F UEBICNH SAEERIAICAD
. WERDENERHBITZIENBFINET T, 2021F38¥ENS
DM EEE LFEET. BAKRKHSO/NU 2 T—2 3 VDB UET
LEFE Ul el S®T—NU Y ITERMIKETERLT &, HREWICH
DONUIT—23Vhl AW ICK BB I EDBESNE T, JOFE/H
SOREIE WV SHBIRBEDNECED IZIF TR, BRIHIR BB HDR
HWHAKEVWEEITEET2—7. WRBEPFEMEE ERICKUERICTI TR
FENEUZSREECIFTERLCVKARHTT,

(BRI ERER)

B8 E S ICEIVEFRF D7 X)L,
ERERBAFOSMC, I7 IVAFOIAFVITEREZFHUE Ul

18



A Vv NBKT 7R (FOFsA) (EigikpaisEREA)
W1 50O OEROBEME WEEL5 BN
58 SR " (202 1 52021 1
N\ ™
—EEAT 559 _ 0F 68161520216 H15HFT)
(est) (55) — —
HIEETERS Bt - % W % W% |7 % HEEEES
T 0 Fh| FH| B | TH| @
(ZDAth) (0 =hv 22|113,346 |5,152 | PREIL 27.5 (126,754 | 4,609
P o5 =Hem 25.5| 88,036 [3.452 | m=1 27 [105.062 | 3.891
(E1) BROEBEDOBILA L OV CRABLCHY =T BBOBEZ CBR IC e REAREHE | 11.1] 8389817558 | TDK 7 (107,466 {14,495
v PR 26.3| 83528 (3,175 | otts 44 94,625 | 2,150
(32) BECEICHREEMHEEALTHYET, BNEATRF | 265 824563111 |wRILo ROV | 28| 90801 [32.429
- . e =4 309/ 79.354 |2.568 | 91+ T 4.1 89343 21791
WSEES KUEG DR SHAEE 30.8| 78.715 (2,555 | smMC 1.4| 84,899 60,642
# = A oms 44 71,386 |1.622 | AEBAERR 9.9/ 79.118 | 7991
(2020 6 H16B1'520215 6 A158F T) —FLAa 245 70528 |2.878 | BoEE 14.9| 76,901 | 5161
= = = = = 30.1| 68,197 [2.265 | 7% 66.6 | 74.433| 1117
# e i | % M| & 27 (1) SBWIZELRE.
(12) SBEOBRFBFDBT,
T M T T 5
B (9021%) (2'408‘34_1) 7515 2,354,169

(1) EEFZELRE,

(F£2) ( YARKXDE. EHFICKBDEEIT. LEOEFICEFZFENTS I FEA.

(F3) EEOBEARBIFUBT,

WA ZERIR
B

I S I S
5% "k wn mEba|| " [k wr waoa
Fik Fik 7 Fi| Tk 7

EE (1.7%) 7.2 9| 53,190
INPEX - 59.7| 48357 EsE 276 479 138,622

B (1.6%) 8 - -
BHER - 56| 44,688 || EFEE (5.8%)

BHES (6.3%) PED - 263| 86842
KA - 11| es010|| =HwE - 30.1| 78380
FHET~TFH—LF 4V - 92| 50646l ==Es 15.1 - -
—FLA 14.4 217] 63971| EBEZ 10.3 - -

% (7.3%) I\5EE (8.9%)

Bt 10.8 - —|| &7v&74-HLDGS 17 256 128,153
Ef{ES 7.4 6.6| 126,555 YILNR—=ILT 4 VTR - 48| 67,968
=E5ZAIHLDGS - 40.3| 35830 LETS - 59| 57.230
vl 39.2 229| 43006 vZ3— 1.4 - -
1tE 4.4 - _ || B (4.5%)

EER (3.6%) SHERMSRAMHD 10.6 10.8| 39,549
BRE U 10 . || =Rz rvVYLG 20.2 166| 65072
FRT TR 38.4 52| 101,114 || TEET 324 34.8| 24,151
ol b 79 - — || (RBRZE (2.0%)

HBEE (4.4%) ERBLEHD 12.7 11.1] 57.331
—HERE — 19.3| 60,602 || EPfEERE (4.2%)

ERSBT 46.2 375| 63543| E=ERE 103 69| 33,258

@ (3.1%) 7L 222 - -
F—I< 77 9.1 50,687 FUw IR 439 45 86,985
75 441 _ _ || FEnEZE (3.0%)

DMG kst —_ 189 36,087 =HAREE 17.4 30.8 84,638
SMC 1.2 _ _ || b—EZE (-)
SqE T 36 _ _ FAtF 10.3 — -

ERRE (13.1%) ) Tik Fik A
B3 - 22| 134200l = |HRE. EE| 6655] 8237]2.831898
T 132 116 | 127774 smB<tc=> | 438 | 418848 [<96.0%>
TDK o1 21| 20526 | GE1) EEEOC REERRIOFBRRIT 5 S5
FREN 27.5 - | (x2) BEHMD<  >HE. MEEGEICHT DIHMEOL,
nyF 20 - - *e
ERSYERT 127 8 68,504 (E3) sHEREOHEMFRBIETIET,

ERILY ROV 23 02| 9900

EIXRFREEE (9.0%)

SHEHE 9.2 9.3| 91,140
Vg S EEE 18.2 - -
NEP=E 143 16.2| 163215

BERE (1.1%)

SRR 7.2 76| 31,464

ZOftiHE (2.3%)

NYS4FLIHLDGS 5 8| 65120

EEEZE (7.6%)

EEARSHE 5.4 10| 83,600
BAEE - 73| 63510
SGR—ILF 1 VTR 13 246| 68412

JBEZE (0.7%)

B=H - 39| 19539

185k - BE%E (9.7%)

BRROTRR 9.5 23.1| 83622

19




X7 s Iv N T 7V R (FOFsA)

MR EESEHEDIER
20215 6 B1581R%E
5 W *

= = ¥ @ @ | K %
m %

#» 2,831,898 95.3

J—)U - O—2%., Z0ftt 139,574 4.7

REETIERE 2.971.472 100.0

(F) FHBERDRARBEVIET,

WEE. 8. TAS LUBEMROIR
20214 6 5158%7#

1 S| El H x
(A) BE 2,971,472,133H
J—)L-0—-2%F 99,229,941
HICGEHIER) 2,831,898,080
RN 18,339,712
RINECHH 22,004,400
(B) &f& 22,290,000
BN 22,290,000
(C) HEEFEE(A—B) 2,949,182,133
TR 1,408,716,323
AR IR 1,540,465,810
(D) SIEROH 1,408,716,3230
1705 Y E4E(figE(C /D) 20,935H

*HIF(C ST D TTALIE1,435,162,759F . BIEMMBBPICH T HEBINRETAEE
441,382,614[. EfRITTAZE467,829,050lTY,

*HHRICHBIFIUTY —T 7Y NEREYRE I DRASHDOITARIF, *F - /¥
ViF T 7V B (FOFsH)  (EfSHBIRERSTH) 1,408,716,323MTT,

s BHIROFH RO ) OMEEERRE 20,935 T,

WERDINR
HE B2020566816H E2021&6 H15H
s S| E H
(A) BEEINE 53,738,610
ZHESE 53,760,400
AR 280
T DAt 566
IS AN 22,636
(B) AiliEEsTcEIER 735,720,225
STEm 796,967,728
SEE1E A 61,247,503
(C) ZDfthEFR A 469
(D) ZiEpiEHE(A+B+C) 789,458,366
(E) Aiffigsaists 702,351,008
(F) = ERE A 372,590,950
(G) EIfSEEEEREE 421,247,386
(H) &sH(D+E+F+Q) 1,540,465,810
REgEIERE(H) 1,540,465,810

(1) BOERSEE . —SBENEORNMEC TALDEEZVL. TAZTOD
SOl3flie LT, tO%55138KE UTRESNET,

(E2) EBNEEEBRE LS, BNEREETALDEREEZVV., TAZ O3 5E(E
BRELT, O 5GEFMEE U TRESNET,

(BRI ERER)

20



49,/ 9TV LY - Fa5TIW-HV]

\Z=—XEEg T 7

~ K (FOFsH)

(EtEHEIRERETA)

*2T 7 Y ROLHEHB ERDE TI,

& G 2 R | EIERE S I

= 55 B & | AR

2 R 7 i | EEMEOHRESHS U GERZTRVET,

R (HAZSHEFT, ) OE@EmeEsIpT L
TEREHS BHERABIOEBESEHUN (LBFPESKLUE
x= EERTTEZESHET. /o, DR (FEEEEE
%) ZEHFEI, )

RIVEARIRR | FEHIIR

DECHREAIF. BEEREOREAFNG ETH
Wm GHiimZsSH+Ed, ) FLEL. RAELU
T, EEMEOHRICET S LZEMIC. B
2B i | SFEOPHh SEEMEBADOKESEZ#ZEL T
NESEERELE T, £IZL. EAFRGEH
DEDBEICE. DEZEITBRDBRVNT NG

FIo

$TUZ02176202106158

S47/9IVINY «F13T)
ﬁ)N:—fﬁ%7{/P
(FOFsH) (EMHERERER)

ERRSE (FIFhR)
SE5H

(R&EH 20215 6RH158)
(fERXISREAR 20206 A16H~202146 A15H)

EMBEQHBEIEN
LB BROTERCHTN B HABL LS

7,
ST [IAD/OTUYRY - FaT5TI - S
BNt PPN E S

’

%E%) . CORU. BEHOREZTRVE
gi: WERHIDBRRR Z RSB L FIE
%é H—BOBIITCERUET LS, BEL
Bl FFET,

jﬁl] TEIRIRIAU L

Daiwa Asset Management

K7 Y bIRIAY MEREH
REBTREXAOA—TBEIHE1S
sEVEbEEL (O—-ILtry—)
TEL 0120—-106212
(E%HD9 : 00~17 : 00)
https://www.daiwa-am.co.jp/

<2176>

RELIRDEARE

; = | MSCI170/Ex e
s | E %\A m om |M3C¢' YT ey | B9 | g
wwn)| KoZ | BT ez 2.2 s |
B Bl % %|  %| %|=nM
TH#R(2017£6R158)|10,121 0 1.2] 10,054 05| 913 4.9 126,598
2HR(201826R156)[11,293 O| 11.6] 11,262| 120| 879 4.5 |22,685
3HRQ01956R178)[12,334 0 9.2 11,103 |4 14| 88.0 5.9 38,657
4ER(202056R158)[11,976 O|Aa 291 11,112 0.1] 87.1 9.9 145,182
5SERQ021£6R158)[16,227 0| 355| 16,085| 44.8| 919 5.5 21,117

(E1) BEMBADEERRIDEEAH .

(x2) MSC I 30U (ARE) 3. MSC I I nc. OEFE=ZRFT. MSCI
TG A8 CKRILR=R) ZHE(CHIREL. BT 7 Y REEHZ10,000&
ULTKHZ Y hYRIAYIHOFELIZBDTI, MSC | JTYAIEH (K
RJLR—=2) (& MSC | | nc. NBEFELIKfiEEC. BIERICH T 2E1E
. ANFEEZOM—EIDEFIEMSC 1 I nc. [CRBLERT, FMSC
I Inc. & FEHEMONBZEET JENBIURRZFILETHHENZEEFLT
W&,

(x3) @910)}5?&1(3 BAEMBENORKRZZRL T, RIAIEXEEOREZHRA LTV

(x4) TEIE»* BHREHAMICKVBECH > TEBIESNZBEN G ET, LD
}Eéﬁl(aﬁﬁtiﬂ’)ﬁér FEERLTHIFT,

EAEE
BAEMBEEDHRBICDONT

()] (fEF)
18,000 1,000

16,000 /w/\/w‘” 800
14,000 MMV 600
12,000 P 400

10,000 200

8,000
H B
(2020.6.15)

— 2R (£#)
AR (B

LilES
(2021.6.15)
— NEEBREREMR (K1)

* NEEHREREMER. D BHAH) ZHEHICERELICDDEHIL
TEHBEUIBOT, 77 NERADEENB/N T+ —<Y U AZRITBDTY,

* DERZERETINESINCOVTE, BESEHNTHAOI—-RCLIER
JEY HESEBHNCHRETZ I-ADRBRVI 7Y REBIET) . &
T7 Y ROBAMEBEICKUERFEFDEGIET, Ueh'>T. BBEIHDELR
DRRERTBDTIFHDY FE Ao

WE(TEE - R
B 5119768
B R :16,227M (HEE0M)
&= 1 35.5% (DECEAH)

REEMROE B EEER
HAZZOMROMAE (k) [CREUKEBR. RELTLIHAN LR
LicZ&v, RBEBIAREGSRIEN S, BEMEBEF EFUE U,
<HULLIF MREREICOVT] ZI8BIEEL,
MMNFICIFDR (ESEEESS) « RE I T, FIMKFHIELSZSHE T,

21




40/ DIV kY

s g g |2 =8 8|3 ¥E i) lsieg
BB % | o (BB = AL

= % % % %
(H9E9)20204F 6 B15H| 11,976 - 11,112 - 87.1 9.9
6 BK 11,958 | & 0.2 11,250 1.2 83.7 9.7
7 BX 12,379 3.4 11,596 4.4 87.9 8.6
8 AK 12,842 7.2 12,482 123 89.8 7.2
9 BX 12,586 5.1 11,976 7.8 90.4 6.3
108X 12,221 2.0 11,631 4.7 90.3 6.2
RIEES 13,523 129] 12,960 16.6 915 5.9
128X 13.861 15.7 13,318 19.9 91.9 5.8
2021 1 BX 13,706 14.4 13,592 22.3 913 5.8
2 BK 14,304 19.4 14,060 26.5 90.6 5.8
EREES 15,388 28.5 14,934 34.4 92.6 5.6
4 BK 15,940 33.1 15613 40.5 91.8 5.5
5 A% 16,083 34.3 15,810 42.3 92.4 5.3
(H%)20214 6 B15H| 16,227 35.5| 16,085 44.8 91.9 5.5

() HRBEEMBEE DAY WEXRHELH.

RERIE

WiEsiRis
BHHRATRE ER UE Ulc,

OIS BIERHADRIH &, HARSEDKAT - PRIBTICL DR
SIHERDIFH, FEIOF DAIVRAD I F Y ORHRAERHFRE(CKA 5N
T, BHETCREFEFTHERBUE Uz, 202069805 10B(CHFTIE.
RKEAMBERZHZNEEBN S TEIZREOH I X UL, EEZ
BT 2 BN NERROBRRZERITTRFELE Ulc. SIERBDEF(C
AB & REREPESFDEFPRUNCSIT2BABIANEFHE R 2 fcHD
D. KEDENRENRICLDRIADOERFREICKZ 5N, LRERFD
mEFXL. Flow BRRRORNZZ I ARMEOSEREDBVEA LR
WEU,

NoEES
HEEBIFERTARIE LB E U,

K RIVFBEE. SEREAEN 520206 128(CHF T, FHELIOF DA
JVADBRBILKICH T DBRP. KPBEROB(LBEN RSNz £
EFEBRIC, KPIVEHEHE Ulc. 2021FICAD E KEDNA T3
EHE N CORBEMNRICH T DEHFPCD I F 2 DIER S EEER S RRFEE)E
BIEAOHFREZERIC. KEBRPESMN LR L. XNILEDEHE U,

AEREIRICHEITD [SEDERGE]

MROEREDODNS, TEUTEITA JIVICHESINICKVRE UIEE
BEZERITDEEOMAFITIRELET,

IEDWT (2020.6.16~2021.6.15)

K—bTAUFICDONT
SERY MS C 1 ITY (358 (B]E) ) X BU9—5ITlE &

(2020.6.16~2021.6.15)

R - T—EXDEHFANZEBP L, 5IEHEF—/N—DI—hELE U,
Flo, EEMBRENVAT 7 OEPANEEBP L, ZNENT VT —DI—
AT, PN SF—N=DI—NEBFTLFUIZ, —F. FEED
F—N—DI— MEEHFINLE Ufc. —MEER - T—EXBEFANERS
L. P9 =TI —MREIALE LT,

BT, AFIDEFANZEEPLL, 5IEHESF—/N—DI—hEUF
Ulco ZA ZADEHANZERS UTe—TF. 7 VI 7EFHI TR ANZIFEDN
RAYDEFANDIBPO U, BUNEGFZES —/N—DI—MEBTLF U
KEF. SIEHET VI —DI—rELF LR,

BRI ClE. KEDEZEHZE X —H—BECTON DICKINSON. 1%#& - &
B - REVGEFR. #f - BREEQERLVT —ERXZRETZ TSR
DIAVYIT « VTP —EZARMBUREAU VERITAS. NI DNA T T1bEE
CAEZHREA UTc—73. REDOHEFEFATEMBOMESSUEERMT
AMERICAN TOWER®, AF I DAFIBERERMINTACT FINANCIAL,
AA ZADHFERINOVARTISIR E 2T LE LTz,

*FaSTIW - AVINZ—

RYET 7K (FOFSR) (BIHBIZERER)

LT 7V NIERADFHEEZIFERBEL BRIV FY—IZRITTHEUE
Bho

MUFDTST13E7T 7Y NOBEMBEESZREEDEEEORL T, &
ZRAFBNTERMRATIBOEEZR I ARNGERE L TBHUTBU R
ER

(%)
50.0

40.0

30.0

20.0
10.0

0.0

ELi
(2020.6.15~2021.6.15)
[COE%fEE EEIMS C | D79 /18% (HiRg)
() BEMEOREEIHEEAHTT .

PEEICDONT

LEREAE. EEHMEOREFERLT. IEHRERESBTLREE
[(07=
BEH. BEBCOTELCF, BRAHICEDIIBASECLREET,
BHEREREDOAR (1 503HY)
= B
1" E| 20204 6 B16H
~20214# 6 8158
HHREEE (FHAdH) ()] —
SEAE(MER R (%) —
WHBODINZ (Ge) —
LEADURZIASN ()} =
FHEH D BCW RS (M) 6,227

[HHADUNES] (& [REEREOESFING] SRV [REERLOEMHESST
BERE NODEICHRIUCERERTI, T/, féHﬂU)WEﬁLX%J & [INgE
B KU [DERERELE] HOSNERICKIUICEEAT
(E2) ARBIEFUIETTSY. ;—Llﬁﬁd)uiﬁﬁtéﬁq@@ﬂ%ﬁuﬂ@mDTD‘;—Llﬂﬂﬁ:TQE% (Bt

#) [CEBULBVESEEHNHUET,
(E3) SRDESONELEMALL KRG IMORE Bhdd) ORREEME (DEEEA
#H) [CHIDHEET, 77 FONGHEEFRRVET,

SwoERAN

HRDERDPNS, TEUTRITA JIVICHESNICKVRE USSR
BEZRITDEEDMAFCRELE T,

C£1)

22



49,/ 9TV kY

«FaSTI s AYN=Z—HEET 7

VR (FOFsR) (EfstRIzExRER)

1702 DERDAH

prgT
18 B (2020.6.16~2021.6.15) 18 B @D B =
2 B K =
. | (BRI = A O P L i X (BT
E B ® M 135m) 0977% SRR DT EERE( 13,835/ T T
G B 2 )| (132) | (0955) |BERHNGE. 77 ROBRCES, SEAHAOEMED, BEMEOHE, ArEESOENE O
I (T (0005 TREaHaE, LBRCOR 7 ROBE. BAGOEREE=Oh
CHAE ORNOGENE - i N G
B —— e | ooss | TEEEFHE-SEMBRORESET RN RO TSR
o = : JLE%E?W*‘\[[E}: ﬁﬁﬁ.:ft%%@?i%@@ Jbﬁ{qﬂ )\‘Lﬁ?ﬁ??%ﬁc\[
(*sk ) @ | (0032
WEERHE ©T(6603)
. A 08 [ = SRR AP OO NG 157, SR A (O s e 1%
# i 5 35 B 51 8t 3 0019 | ommsmainis. AHEAONS I ORERET SHEICHET she
% ) 3) | (0019
WEERHEE ©)T(6:600)
Z o' M 4 [ 0028 | ZOREA= SRt 0ZORER, SRRt O TS EIR
R & B (3) | (0.023) | REBEAE. BHICBD HRERTE TS BMTASORESLVESORS - BEOBESICET 585
& & 8w )T (0005) | EBBmE. Ba s Try RORECH oM
ETE 0T (6:006) | Bt EAOIIBE - 5 2 Do
=1 st 147 1.059
GE1) BERHIDPOER CHEHRON D DDDFEERESD) (BN, FBHICK > TSHEORICEEN G DcH. BEOHMEDEFEACLUELUCERTT,
GX2) BRBEEBEECEICHFXBEMEAALTHIET,

(E3) SHEEF 1 HOHY DZNETNDOERTEEE SERMBAPO TR CHRUT100ZFUICHDT,
(£4) HHANTVBYY—T7 Y ND'H 2156, TEEREFHL. BMEESE IO LUZOMmERE,
) D'&H250. SEEDERF. 25

T, ABANTVBREEEES (YF—T 7Y RZER<,

RS 3R ZEAA L CTH Y T,
LT =T 7 Y ROILSIEREDS B, COT 7Y RICHNT 2EDESHE
REESES D XIS ILBRAZESHFBA. B, SHIREEFIALSFDBEEDEH

KEFRICHITD [1 A0S DOEBADEM] MBS TEZBDICDOVTIE HEA LMY 7Y ROBE| (CRRIBZTIEELTHBIET,

FEEHLUHGIDIRE

BHEE RO TIEAMFHEERIC T 225

MK K (20206 B16HH1'52021%E 6 B15HZET)
(20204 6 B16EH5202146 B158%T) B E] z 3
= D] 5t 1 (a) i OMHTEEEEE 45,450,804FH
23 Bl BB | B B = 6 (b) HAhDYSE A MU R 26,648,502FH
T FH Tk FM (c) FEEELE (2)/(b) 1.70
=% [P AUD - D =% 705 ' e
7 XU ( 65,8%%8) (50,771) 25,472.52 199,374 B SR
2 B [TA75 - Rl B [TAT - Rl i
nrs et I R MR 50,799 (20204 6 B16Eh'5202146 B158%T)
atk| FTEERIL Btk| FTEERI _ %j _ L 5
. 2.867.64 10,487 = : = :
&2 - (5| 45582 143750 B m e A B W% %% @[
B [FAFUZ FOR B [FAZUR TR ARG TH| TR A
412 39.75) ( 261 | 45064 3.484 BRI DICKINSON | 33,152 013,859 27,565 | IR T IINGNAL [179.031 0gs628 [11,649
— — BUREAU VERITAS A (75v2) [303.834 [754,907 | 2,484 | NOVARTIS AGREG (242) 181.334 [1,668.280 | 9,200
13051% AAA '170776 S FAAA - 957 GODADDY INC - | 80146 665,979 | 8,309 | MOTOROLASOLUTIONS | g¢ 0gg |1.438307 16,707
242 2 ) 1,813.34 14,362 CLASS A (7 XUA) : ' =7 [ INC (7 XU5) : o '
=% e =% ESp JENCE JPLICATIONS | 71,45 [632,417 | 8647 | A GROUPLTD (&) | 12222 (1398223 | 1,144
1—0 523.1 3,744 S FIDELITY NATIONAL
G | A (2744 20435 1372 CAEINC (h75) [186363 535364 | 2872 | FIEEUTY NATIONAL | 89765 1379080 (15,363
=% e =% S WOUTERS AUWER (£5v9) | 5231 462540 | 8842 | SONY F H 506.1 [1311.146 | 2,590
1.0 3.467.62 8193 c 4307 2e a0m BACKKNGHTINC (7] | 4275 344,375 | 8055 | HOLOGICING (PxUs) [173.285 [1.270207 | 7.330
(Z3V2R) ( E’f_%) :(F 1_5) ' é*% %::L!—D HUMANAINC (PXU7) | 7.381 [315,744 |42.778 RC/ﬁvaﬁ\elc;%Nme@‘T)L 115.733 [1.269.291 10967
10 20024 L es CEmHRRORS I (78] | 36.338 (295,769 | 8139 | DANAHER CORP (PXU) | 58.023 [1.260128 [21.717
(R4Y) ( ) (o) 238372 12,075 RERCAZHOIDINGS | 42516 1281980 | 6,632 | BRENNTAG S (K4 [167.335 [1204034 | 7,195
EL Fa-0 EL Ti-0o (T1) 2BERELRS.
10O 103.52 604 :
o 847.23 5,033 (£2) SBROBARBISVIZTo
(ARALY) ( -) ( -) ’
Bk Fa1—0O B F1—0O
B0 ey | MO8 (14311 937857 43975 WAIZRRA & DEE [RIRE
= ﬁgﬁ(g%};uﬁﬁo (1) HERREIPDOFIERRA & DEE KR B
(E2) ( NEMRHT, SHBECLZEHAT. LROBFCRESENTS Y E A, (202056 516815202156 H158FT)
(£3) SBEOBMRBEDET, S = 5
soei=sTs Bf&8EE D 5 M = FEfNEEE (D B S
(2) AISEAESS i B DA |EEAED| B AT C O |EEAED| D/C
(20206 B16BH1'52021FE 6 B15HZFT) 5 1%0R B B5 [0 D
= 1 58 1 BAM EF':J % BAM BAM %
] EdES 2|0 EdES 28 [N 8,418 —| 37,032 3 0.0
4 9:F8D :F7><U7% I%/b :F6D 77 X U37J ~OI\“)g 1REEsras 365 _ — 3,721 — _
FAUS (159587, e e 2078 BB 20,676 - ~ 51583 - -
(E1) REAFEZE UK. J—)b-0-> 1104173 - - - - -
(22) BA( INEAZLY, SHECEZEHRNT. LEORDPCERSENTSIE
Hh
(E3) B INFEECEZHLHNT, FRORTICESENTSY FA.
(24) SBEOBIFBEDET,

23



AT/ DTVUIPRY « FaS5TIV s AVNZ—MEET 7> R (FOFsH) (Ei&HERIRERER)
(2) SERIPDOTEERTFHRICIEICH T DFISEURANDZILLE I ] L ES
(2020 6 16BN 52021FE 6 B15HF T) % I B i EERE
1 8 Y A ®ORBIR By saanen
= o R R 1-05v9) ELs | F1—0 T
. Eéfiﬁﬂ%aﬁ (A) 10,6807 WOLTERS KLUWER —| 31875| 2,580 344,381 | &% - -2
> STSERANDIILE (B) 0FH N —| 31875 2580 344381
(B)/(A) 0.0% L. T N T Siews| T
I e e | . . o 1-0(75V3R) Bk Bt | F1—0O A
RUBIS 262663 | 67568 | 2.852| 380,695 | A
EDENRED 2,401.69| 888.47 4,458 | 594,965 | IEER:MT
WA A SRR VINCI SA 784.24 - - — | BAl - y-£2
(1) BRI gz | BB 5812561333691 11,945 11594067
= = m 7 s e I A < 7.5%>
# 1 — T — 1-0(R1Y) EC3 B[ F1—O FH
t :Fﬁ t :Fﬁ i ﬁ:‘fﬁ BRENNTAG SE 224199 87828| 6687 | 892,410 | EAE - H-r2
M J31Z5-Y3
e CTS EVENTIM AG & COKGAA | 710.37 - - =
AHTI—T 253.8 - - g = | 2B295236| 87828| 6.687] 892410) .
R SRR<E> 288640 18818 < 4.2%>
1-0@RRAY) G k| F1—0 FH
SONY FH 506.1 - - VISCOFAN SA 1170.88 | 427.17| 2464 | 328,923 | ENER
T T BiE o = |BR 2E(1.17088] 427.17]  2464] 328923[
& g B ® & /599 = = eI < 16%>
58 W <t %> 25817 _ <-> 1 — O|% EE) 99358/4961.11| 2367713159782 .
B OB R giga | e8| o <15.0%>
55y gt | R B8 10468709 134.581.31 | - C18A5a67 )
(2) SHEH% =0 radie | 36860 | 3686 <91.9%>
W8 = ] = (1) BEMESES. HROEHE WEEEYBELTSRBOMES b & (CIREEF
” o - T % & # |z m = . BRNEDISHEAECSUEHINDL— N CHRRELILBDTT.
A 7 (32) < >HBHEERRCHT 2 HHEDHE,
NEREH | HEAREE (£3) SHEEDRABIEHET,
(FAVUA) Btk Btk [F7AUn- Kb FA
FIDELITY NATIONAL INFO SERV [1,297.76 | 46153 |  6.761| 744,499 | iBRzif
DANAHER CORP 693.53| 135.45 3351 | 368,997 | NLRT T (3) SNEHZEISFELSS
FORTIVE CORP 1,977.38 | 688.28 4,894 | 538,917 | &4t - U—ER HA = w = *
BECTON DICKINSON AND CO —| 148.04| 35593 395650 | ~NLZTT % i B I F5
ARTHUR J GALLAGHER & CO | 879.17 | 32832 4,742 | 522,241 | &8 g %0 8 aEan | HaRRaE
AMETEK INC 502.49 - - — | EAE - U-ER (ZAUH) FO FOF7XUH - RIL FH
CLEAN HARBORS INC 585.2 | 431.82 4,010 | 441,575 | 48 - -2 AMERICAN TOWER CORP 96.965 10.447 2,830 311,667
COPART INC 834.13| 303.81 3,818 | 420,431 | EA% - ¥—£2 MEDICAL PROPERTIES TRUST INC | 865.506 354.05 7.778| 856,488
HCA HEALTHCARE INC | 699.69 | 306.68| 6,374| 701,912 | NLRS 7 R _[O%. 24| 962471| 364.497 10,608 | 1,168,155
SCIENCE APPLICATIONS INTE 531 434.79 4,079 | 449,208 | @48 - Y—£'2 = s sima<bEs | osm | %] <55%>
ENSTAR GROUP LTD 555.04 | 154.61 3.735| 411,353 | @k (1) FERESEE. PROBMENBESEYBETSRBOMEED & ICREES
AERCAP HOLDINGS NV —| 42516 2420 266,467 | @48 - H—L'A o) fzﬁ@%ﬁ%@igéigggig%ggﬁéh‘éiﬁ&é?ﬁ%bf:%@t“ﬁo
HUMANA INC 197.16 115.9 4,811 | 529,765 | NJLAT 7 = -z e : > 8 :
WASTE CONNECTIONS INC [1,322.08 | 394.79| 4,803 | 528,859 | @48 - #—t'2 CE3) FREEROBAIARIG THET o
HOLOGIC INC 1,950.32 | 3087 1,956 | 215,468 | NLAT 7
YUM CHINA HOLDINGS INC [1,661.95 - - — | —HEE - Y- WSS (ETRIEDIER
AVANGRID INC 1,785.59 - - — | A 202146 B15887%E
MOTOROLA SOLUTIONS INC [1,221.08 | 411.01 8,688 | 956,718 | (Bl — =
BLACK KNIGHT INC -| 4275 3,170 | 349,086 | iE%®Rixil B S| _ = i B
GODADDY INC - CLASS A | 586.04| 644.9| 5507 | 606.424 | 1538 SF ffi % | =
BWX TECHNOLOGIES INC [2,563.86 |  846.1 5,438 | 598,858 | @A - -2 FH %
PERFORMANCE FOOD GROUP CO [1,952.01 | 915.72|  4.710| 518,669 | £EHESD [z 19,415,167 91.3
NOMAD FOODS LTD ~ [3.628.55 [1,514.59 | 4,672 | 514,490 | £EHESD IRE(EsTar 1,168,155 55
GLOBE LIFE INC 1,101.57| 5457| 5619 618716 | 2@ O )L - O—V=. Z0f 684.470 32
TD AMERITRADE HOLDING CORP [2,386.35 - - - |zt = 7
SCHWAB (CHARLES) CORP —[1.02478| 7.379| 812,550 | &8s %%E'SEEZE@%E‘ 21.267.794 1000
BALL CORP 941.07 - - e (E1) FOROBMABINEC. o= e e s
: (2) SlEEEmElF, BROEMZNESEYBETEREDMEED & (CREEER
TAUF - R)L | HE 28 29.85302110968.18 | 104,539 11510863 | . KRDEDBEEIACLUBEHINS L — NCHERFH ULHDTY, BB, 6
B8 S gmae | 238 | 2280 <54.5%> 515EICBI75¥B§}§$‘U—MJ\ 17><Ut\\bi)biygﬂ1]F'5%é3wggf?‘;~(
I I VI R, R
CONSTELLATION SOFTWARE INC 60.66 25.42 4,599 | 417,082 | &5kl GX3) YHIKICHBITHNERMERE (20.827.145F0) DIREEEHERE
INTACT FINANCIAL CORP [2,498.27 | 901.88 | 15,121 (1,371,246 | 8% (21,267,794FF) [CHIBHLEF. 97.9% T,
CAE INC —[1.287.19| 4,951 449,031 | &4& - -2
CANADIAN NATL RAILWAY CO [1,585.66 | 49229 | 6,634 | 601,624 | 848 - -2
AFS - R | 28 414459270678 | | 31,307 2.838.984| .
B ' G g | 3w 48m <13.4%>
(BB) Bk Btk [FEERNIL FHA
AIA GROUP LTD 1692899 [5.721.71| 54,699 | 776.186 | &&
GUANGDONG INVESTMENT LTD 140,833.95 [9,326.87 10,763 | 152,729 | "tHEE%
& B KU | PR £ [5776294 1504858 | 65462 | 928916| .
B OHE B [gEHE | 28| 2800R < 4.4%>
(1FUR) L3 Bk [FAFUR- VR FH
FERGUSON PLC 530.89 | 119.99 1,154 | 179,404 | &&& - —£2
£UZ -y R | HE 2R | 53089 11999 1.154] 179404 .
B " S g | 18| 1588 < 0.8%>
(R4 R) EL3 Btk [Faa2- 75 FH
NOVARTIS AG-REG 2.459.85| 776.67| 6511| 797.215 | ~"LRT 7
AAR - TS5y | Wl 28 2,459.85] 776.67| _6511| 797.215| .
BOE B [gmkaE | iwR]  sw < 3.8%>




LD,/ I9TUVRY «+ Fa25T) s AVINZ—XHIET 7 R (FOFsA)

BEE. 8. TAS LUBEMRDIR
20214 6 B158%1E

i 8 E H# x
(A) BE 21,321,383,276H
J—)L-0—V%F 600,705,698
BRI (GHIER) 19,415,167,576
&SRS GHIER) 1,168,155,744
SN 101,665,612
RINECHE 35,688,646
(B) &f& 203,927,398
Rib® 76,518,243
ESINEE ] 126,736,100
ZDtRILER 673,055
(C) fuEELER(A—B) 21,117,455,878
oA 13,013,570,464
RARREAS T 8,103,885,414
(D) ZHEROE 13,013,570,4640
1702 E4Efig(C /D) 16,227H

*HIE(CH T D TTAREE37,727,630,759M. BIERMRIPRICHT D EMERETALEE
2,718,720,339MF. Ef##ITAREL27,432,780,634H T,
* SHIROFTEOHZ Y OEEEE 16,227 T,

WSROI
4H8 B2020F6R16H F2021F€6/815H
s 8 E A
(A) EEHF N 250,255,867H
RHECEE 250,300,834
REHR 43,719
Z DN 57.112
SRR A 145,798
(B) AffiEIsscHEm 5,439,365,717
ity 8,227,972,283
bpi=tis] A2,788,606,566
(C) {SEEHREE A 309,565,082
(D) HHpERE(A+B+C) 5,380,056,502
(E) FiffigEIsS 749,936,169

(F) ENEstERRE 1,973,892,743
(BcHH1E4ER) ( 1.669,264,089)
(FEEIRmIESER) ( 304,628,654)

(G) G5t(D+E+F) 8,103,885,414
REFEEIBTE(G) 8,103,885,414
EiESEEEE 1,973,892,743
(Bc=5182480) ( 1,669,264,089)
(FEEIEmIEEER) ( 304,628,654)
DECHERRILE 6,129,992,671

(E1) EEMmME(CHETEHMICH I D HBERFBLUEESHTRRLTEIEFT,

0x2

BIEEERRT L. BINERRETALDERZVV. TAZTEZBEF
BRELT, FORHGEAEE L TESNET,
NEHEEDStEBERE T INEHESDtEERE (1K8) | ZIsReT
Lo

(£3

(x4

REFEVEDERDER CHRDERDEEECF—EBEZEFET DIHICET S

& 208,209.678M (RE#&)

BRSEEE DS EBRE (&R

18

8

H

(a) BREEREDORESENG

236,635,003

(b) BEFHREOEMEESS TEF R

4,739,076,123

(c) INEEES

1,973,892,743

(d) DECEERIE

1,154,281,545

(e) ZHNENREE(a+b+c+d)

8,103,885,414

(f) D

0

(g) FHIEUDENRE (e — 1)

8.103.885.414

(h) REERDR

13,013,570,4640

(EtEHEIRERETA)

25



949,/GQGZO—-NIV - TI45« (FOFsH)

(BRI ERER)

*HT 7V ROLEMTRODE) T,

& & 9 18 | BIEURIE /W5 b

1= 55 81 B | FRER

B R 7 | ERMEORREDS UCERZETRVE T,

IZRENR | HEZSTHFOKI

WIVEARIR | FEHIR

DECHRES, BRERREOESE NG E T

FHimZSHET. ) FEU. RAIELT.
SEMEDOMRICET 5 &ZBMIC. BEEF NG
D SEEMERDKESEZE)ZE L CHEEHZ
RELE T, 22U, BEHFNEHIDEDIZEI(C

7 B 73 &t

(&, PEEITRDRBVNTENHIFT,

§47,/GQG70-N - T747 4
(FOFsH) (BRHEREZSH)

ERHRSE (21FhR)
528

(REH 2021£58148)
20204 5R15H~20214£5A148)

(e EREART

RWMBEDHEEEN

B, BRIOTBREICHITNIESSILBL LT
F9o

ST, F140/6Qe7O-Nb - T4 T«
(FOFsH) (EBH#HERERER) | 3. Z0k
U E2HDRE=ZITRVE UL,

CCIC. SBEREOERRRZE CMEB L LITE
a—O
SBED—BDOBINUTCZHIFTILD. BEL
BULIFET,

KHTEYBIRIA LB

Daiwa Asset Management

K7y hYRIAY MEREH
RAESTHHEEAOR—TBEI&E 1S
BELEbEE O—-ILEryy—)
TEL 0120-106212
(E%Hmn9 : 00~17:00)
https://www.daiwa-am.co.jp/

TUZ0222320210514$ <2223>
ERELIRDEAERE EREB
= % [ & N%CI Agéiv;\/ortd o B = =
9& % Hﬂ “ i N % (}% 7—%) ﬁﬁ%ﬁl ﬁﬁﬁ% nfu% %QE% ,‘ﬁ%’éE E&ﬁﬁ%@?ﬁglg?mf
’ ’ SN =xvn o WO o B\ RS | byl |e e -
(BB 53 | hs (255 gas (M) (M)
gl Bl % %| %| %| %| %|@sm 14,000 1,000
1#%(2020558148)10,147 O 1.5[9124 |~ 88| 93.8 - - 3.1 33,007 A
2E£(2021258148)]13,281 0[30.9[13792] 512] 95.0 — — — 21,365 13,000 800
Eia‘ﬂg %ﬁﬁ@ﬁ@ﬂ%i’é%liﬁga(ﬁﬂjo . 1000 A Do 600
2) MSCI AC World B25AH, [ E. MSC | InCOEERET, ) %
MSCI AC Worldfg# (5505 K FIR—2) ZBe(CRREL, 577 /v/v/"' Ve
REEE10,000& LTARZ £y hYRIAY MEELEHDTT, MSCI 11.000 A 400
AC Worldis#_(E4iA%, K KILR—2) 13, MS C | Inc.h iR LI i ’ //V Y
HT, BIEHICHT DBEE. ANAEEZDM—TIOEREMS C | Inc.[CR
EBUFT. F2MSC | Incld. EESONSZETT HEHBLONEEELE 10,000 200
TREREELTVET,
(E3) BHOESIE. BEMAORREZEL T, BpEE0ORERTALTY 9,000
F9, oo e
(E4) $58MBIE. EHIREAMIC KU BECH > CEESNBBENGUET., LD (2020.5.14) (2021.5.14)

BHEBRTHIEST—IZFERLTHIET,

— BEME (£3)
MEERE (6%

* NEEHREREMERR. HiEE BHAH) ZHEHICERELIZDDEHIL
TEHBEUBOT, 77 NERADKRENB/N T+ —<Y U AZRITBDTY,

* DEREERETINESINCOVTE, BESEHNTHAOI—-R(CL EE
JEY HESEBHNCERETZ I-ADRBRVI 7Y REBIET) . &
T7 Y ROBAMEBICKUERFEFDEBIET, Ueh'>T. BB FDEH
DRRERTBDTIFHDY FE Ao

WE TS - SRR
B 851101471
B R:1132810 (DER0M)
g 1 30.9% (DECEAH)

NEEMEOE L EENER
HEKXTRN LR U ERENTIRBERE B . BE(EEIF EF U
Fllee <HULIE MRERRICOVT] ZISRIES L,

— NESEREBEME (£3)

26



49,/GQGZO—-NIV - TI45« (FOFsH)

By MSCI AC Worldig&t iz
epg | BE®E |Gy g |sve) | s | EE0E | BRED

BaE sz mas | L C | F|EAE|EwE

(EfEHERERER)

PEEICDONT

SIERAIE. BEMBOKESZHRL. WEPEZRXSETVZER

() HRBEEMBEE DAY WEXRHELH.

RERIE

[EDWT (2020.5.15~2021.5.14)

Wit SRR
MFRHRATRE ER UE Ulc,

RTINS, BERHELY . SEORBREIRHRPRAEENHE
AR, HEOOF DA RDIF URENDHRHFREZIFR L. LRULR
Ufce ZD#%2020F9HICAD & BIEEMREPEUNTDREIIKIC KD
TERFIRZRI U EBREN S, KENA T IR PEHMNZRDICEE DR
RNIDRE TERFBANEGIBLE Ulce UL ULTTBLEERE. KEXHERS
[CHBNTRERD/NA TVEDNBFIFRE ) DIBEHESE SR> GEER(CHT

DAEREDRIR LI T &P, KE TORFIRBEEN RS E DBEREIEFD 5.

SEOKIARIFKIBIC EFUR Ulc, 20214 1 BLIEDS. RFEEHES
LR S2FHICRR TR (CR K LT,

NSEES
KRVOBHESIE, FEEEVEBYE UL,

KNIVONAHERSE. KEOERMEINRCT 5 DBZRENS
& (H\) LTlERDE Lz, UM L202141 BRI, 105D
AIWADD T F VEBOERPRBENEANDRFIC K > TRESAN LR U
feZERENS, KPIVEHHTEDNSEREBU R U,

BEREIRICHITD [SkDERGEH]

GQG/N—=hrF—=X - TILTIVY—ISERDERICH Y BHERERTL L. &
RZ{T>TEVWIETD,
ATy FPTCEDBVBREECERRMME TRELTEVI T,

K—bTAUFICDONT

(2020.5.15~2021.5.14)

LHIT7URIEFE. GQGN—hrF—X - TIVIILY—ITERDERICNHD B1E
RZEZFELTHIET,

HRADERIER CHSENEN > Ici##imIFALPHABET INC CRE. 1=2
ZO—Y3Y - —ERX) PUNITEDHEALTH GROUP CKE. NJLRYT
7). BEEMEN S IC#RIFID.COM (FE. —MEER - T—EX)
ALIBABA GROUP (E. —fHE&ER - U—ER) BRETULI,

NYFI—TEDEEICONT

ST 7YV REEROFHEF(FERBEELRINYFI—IZRITTHIE
Bho
TDIZT1E BT 7Y ROBREMERESZEHE DEERONL T,

(%)
60.0

50.0
40.0
30.0
20.0
10.0

0.0

LY
(2020.5.14~2021.5.14)
[ Effge ETMSCI AC Worldig#l (BZiAdr. FHEE)

B % % % % % % Uie.
w0205 5 8148 10147 — | 9124 —| 938 - - 37 . BRI C o P Vet
5 05177 361 o816l 561 o4z — — EX B, BRBICDOETFULTCZF. BEAHICEDTBEHIB TV EREET,
6A%X [10922]| 7.6]10,055| 10.2| 95.0 - - 3.0 BHEREZONER (1 /0%5Y)
7F% | 11.567| 14.0]10.388| 13.9| 94.1 - —T 32 TR
8% |12.492| 23.1|11.138]| 22.1| 932 — —T 29 - g
9% |12.001] 183]10.753] 179 928] —| —| 30 = 2020&55})55&5)%145
108% | 11.652| 14.8|10.541| 155| 92.7 — —T 29
11B% | 11.853| 16.8|11.731] 286 921 - T 24 : .
128% |11.809| 16.4|12.064| 32.2| 92.1 — —T 16 SHiNEE (Bhad) (F) -
20215 1 5% | 11.870] 17.0]| 12,407 | 36.0| 959 - T 16 . _
2B |12132] 19.6[12.877] 41.1| 934 — — 1.0 ?gﬁm@ﬂ:z (%) —
3E% |12.827] 26.4|13555| 48.6| 94.4 - = - SHD A Ge) —
4B% [13,404] 32.1[14,073] 542 96.6 — — — HEADINZE IS (M) =
W20212 5 5140 13.281] 309 13.792] 51.2] 950 — — - DGR OS2 (@) 3,281

Stb. BRIBBRD T 7 VI XY IV ZHHICEIE,

CGET) [HHONgR] (& [REEREOESTNG] SR [BRERRE OB
BEEGN| DNONEICHLUCEEHCTT, F/e, félﬁﬂo)l&?ﬁ&u%] & [INgE
B KU [DERERELE] HOSNERICKEIUIEEAT

(E2) ARBIEFUIETTSY. él%ﬂ@ﬂiﬁﬁ&éﬂ@@ﬂ%ﬂ,{%@mDTD‘;—HHMJ\QEQ (Bt
&) [CEBUBWEAEN G ET,

(E3) SRDESONELEMBALL KRG IMOEE (Bhdd) ORRELEME (DEEEA
#H) [CHIDHET, 77 FONGHEEFRRVET,

SwoERAN

GQG/N—hrF—X - TILIILY—(TERADIBRICH D DIERZREL. &
FAZ{T>TEVWIET, S, BRIEADT 7 VI XS JVAHHTICEDE,
RELT v P TEOBLVMREECIILBMETHREL TEFNIET,

27



I47,/GQGITO-NIL - TIA7« (FOFsH) (EESHERBIREREMH)

1702 DERDAH

T
15 B (2020.5.15~2021.5.14) 15 B @D B =
2 @ %
_ . | IEEE3H = S B (T B T8 x (ST
B R & M 2/ 1.013% SRR DTS EEAAS 11,966l T F s
@ B 2 )| (118) | (0990) |BERHHE. 77> ROBRCAED, SEAHAOBMRES, MEMEOHE, AEEESOENEONM
(N T 0005 T Brata s, CENCOs 7 ROBE. B BOEEE =W
& H 20 D T0018) | Bratia. BREHEOES. WESH 50EHOES O
B —— o | ooys | CEERFHE-LERBROREEET RN, SRR OT RSN
THES : EERATMRL. AMEAS0SEOR. FEMMACTILS FHR
% ) © | (0073
REERHR ©) T (0:600)
B TS 5= SRR AP O G 157, SR B (O R B8
# ffi & 55 B 51 8 5 | 0046 | oimspema B, AMAELORGIOMEHRLT SHEICHT BB
% ) 5) | (0.046)
REERHH © T (0:600)
Z o B A 4 [ 0033 |ZORER=-SRMt0Z0OnER, SRRt O TEEaEIR
R & B A (3) | (0.025) | REBmAE. BB BRERTEICTIAS BMASORESLVESORS - BEOBESICET 585
& & B ()T (0005) | SBmmG. Baii iy ry ROREICH oA
GEH (0T (0.003) T EESHOIEE R T 5 2 Db B
=1 st 139 1.164
CE1) LBEREEDPOER CEBEHROND D DDIFHEERESD) (LB, FBNICK > CTERIEONNICEEFHN G DcH. BEOHMEDEEACLVEH UEHBRTT,
(¥2) SSBEEFEEHSEICAXRGEOBAALTHIFET,
(£3) SEFREF1HOHYDZNZFNOERSEZ LENAPOFEEEMEBCIRUTI00ZRUHD T, RSB IR GZWEAALTHIED,

(£4) HHANTVB Y =T 7Y N0'H 2156, TEEREFHE. BMEESIEIHELUZOMERE, BZXT—T7 Y MO ILEED S5, COT7 Y RICHLT2DDESHE
9, HHANTVDREESES (WF—T 7Y RER<, ) 1'$H21B5. SBEEOERIE. HHREEFTIASIHL>cBRZZHF . BB, SFREETIEFOBEEDFTEH
KEFRICHIFD [1 A0S DOEHADEM] MBS TEZBDICDOVTIE HEA LMY 7Y ROBE| (CRRIBZTIEELTHUFT,

WFEES KUEE|DIRR (2) BT
Mm% £ (2020 58158202145 814H%E T)
(20204 5 B15HH' 5202145 H14HZT) = I5] 5 i
= F 5t Nl O B = g0 H\= 2
% Bl= B B= = o FOF7A07 - b FO [F7X0n -’
a7 @ Fik Fm X7 (1.87_7) (1,34_9) (1 5.91_7) (10.66:3)
21 )¢ - 21.9 96,627 (21) sEEEELRE. — ‘
B [F7XUH - Rlb Bk [F7XUN - Kb (E2) 32( IREHEIEY, SHECKDEED T, LEOMFICESENTBIE
Frup o |3623255) 3204433827477 478148 (£3) B ONEECLZEINT, LRONTICEFSENTHSY F A
(X4) SEOBHFBEET,
Bk [F4-Ar507 - R B [F1-28507 - R
F-2b5U7 | 146-6_9)( 2’12_5) 146.69 1,555 BHFEESBEOEIEAGISMSEEIC T 58S
S T 2020 581581520218 5814HEF T
8| T&EERI a%| T&EBERIL = E( i Hé 5 F58 Elaq )
S 45,519.92 208,630 = L
5| BE ( e o) 443347 252679 (3) BPORRAESE 177,056,004 713
Bk [FAFUR - KRR Bk [FAFUR - KUR (b) Hﬂﬁjgﬁiﬁfﬁﬁlﬁﬁﬁ?}ﬁﬁ#ﬁgﬁ 33,419,182FH
PRt 683366 | 4923|1555 3672 (C) REBHE (a)/(b) _ 332
( N ) (E1) (0)FEAFEEDBARRH MREADTH.
Btk [FAAR - 75V Btk [FAA4Z - 75 (X2) BARBETEBT,
242 . 168 8837 235845 22,321 -
70 b
B fryv-7-70-% B [frvv-7-70-% % =
Fyvw—p | 1009631 437921 4 30699 57,100 (202045 B158H' 5202145 B148%T)
BiR [FI59L - L7 B [F759L- L7 = ﬁﬁ ;ﬂ =
=3 4,291.02 40,044 = — 7T , —
TZI) ( e ) 1,764.98 17,274 & W% = % | Toefh| 8 W[ % = & | PO
N p—— F#| FH| M | TH| M
1 157*?; ;Ff;;fgz 8| FTaEvry NORGAN STANLEY (7x1) [291.268 [1706,161 | 5,857 | avazoncomne (xuz) | 10491 [3473,369 (331,080
e (2178 94677940 721951 5,985,156 AIRZONCOMING (73) | 4656 [1.497.471 (321,621 | mcRosorTcore (7w [107.533 [2560,015 | 23.806
. FE :,:39_73 = F1-0O BERKSHEE HATHAWAY | 73,066 [1.460.185 | 19.984 | NVIDIA CORP (7xU) | 48.443 [2533126 | 52.290
1—0 . , BANK OF AMERICA PAYPAL HOLDINGS
Gsvs) | )l s 22.11 995 BN CE MERICA Wz 141 1320494 | 2.986 | Fas HOSDNGS | 89505 (1956576 | 21862
Btk F1-0 Btk Fi-oO FACEROOK NG| 42722 ron0sea | 26333 | RERVISENG W 3369 1860053 | 54885
a0 72963 1.660 - - PAYPAL HOLDINGS ALIBABA GROUP HOLDING:
W7y | |t ) s D 60275 [1.198637 | 19:886 | & 5084 FOPHADNG | 76,091 11 849715 | 24331
S5 Ta1-0 EL23 Fa-o JPVIORGAN CHASE MASTERCARD INC -
(__Lj__D o b 161605 ( 10,588) 76547 19,300 FUQRGAN CHASE I114.136 1181624 | 10352 | WASTERGAS 53,056 [1820776 | 34,316
5 = - o> : BRISTOL-MYERS TENCENT HOLDINGS
183002 1,175,604 | 6423 oL 230503 [1.812691 | 7.864
= 10 = e SQUIBB CO (PXU7) 175 A3 17D (r v ES) Siz ,
&5 740.88 ( 8,713) 54853 8472 NVIDIA CORP (X | 23309 [1167347 | 50081 | @ERBETINC1 932 (1754719 {188,274
= e = e M ASENS W 21614 1089562 | 50410 | NESTLE SAREG (242) [140.945 (1684621 | 11952
1-—0 27,507.71 9.204 (E1) sBEZELRS,
Rty | ; S _ 47) 19902'1 %9’991 (T2) FBOBLFBFIRT.
=] 1O =] 1O
(1/(_% - 4,241.47)( 3,439) 893511 7902
7 — — ’ . .
B F1—0O0 Btk F1—0O
BT e |C189800 . 3658013117403| 45961
(F1) BEIEFZE LS,
(Z2) ( NBHRHE. SHECLDBHNT. LEOBFICESENTSYF A,
(X3) REORLFRBEDRT,

28



F40,/GQRGIJO—-NIL TIA4F7« (FOFsH) (EigHER%ExRER)
WFIZEHRA & OGRS =] = H ES
(1) SEREIPDOFIZRIRA & DA KR % i W omlm o wml @ @ [% & %
(20204£ 5 B158N52021458148% ©) - - ﬁia“%%@ﬁ %ﬁ}ﬁiﬁéﬁ
- - E Bk [F7AUR - Kb s
R_5 B = i PAYPAL HOLDINGS INC |  292.3 - - | s
- = - = INTUIT INC 172.45 - - — | 1B
X N aﬁASE% F% {%5 )@% B A mﬁcﬁﬁi% Ejélf%ﬁ 3l DC VERTEX PHARMACEUTICALS INC | 172.52 - - - |~y 7
EINT: EN) SBERBANK PJSC SPONSORED ADR - 1649.16| 2724 298677 | &8
9 9 PAUA - R)L | B 28 13487.75 1144553 | 134,597 [14755.924) .
Rt 4?7637']2 =P8 ‘ 6?,?8? ETQ o_/? B & S #me® | 298im| 28851 <69.1%>
BB 142 — 1 1.133 - - ") B T [FEE R =
BB 34.275 - — | 54.706 - - TENCENT HOLDINGS LTD [1.213.45 | 154.92| 8985 | 126.783 | 3537773
J—)L-0—> 169,388 — — — — — JD.COM INC - CL A —| 23292| 6.442| 90904 |-EHm-v-rz
CHINA MERCHANTS BANK-H - [2.010.83| 12,758 180,025 | 88
(2) BEREIDPOFTERTFHREHCTEICK I SFISRERANDZILLLER § B R U | 28 )1,21345 239867 | 28,186 397,713 .
(20205 B158H1'52021E5B14HZFT) B 5| g 1884 3E41R < 1.9%>
B El 5 7 BTZE'ESLLC B H A IR s
Ty ] Z _ N ezpms
TEESEFHEE (A) 26.338FH GLENCORE PLC —|5.931.20| 1924 296,274 | T
SHHEEHEANDZILE (B) 21FH BRITISH AMERICAN TOBACCO PLC —| 6140|1731 266,609 | &5ENES
(B)/(A) 0.1% 4$u1 MYR | 28| 837.2316545.39| 3655] 562,883 .
XFIEBRALIG, BEGENTREEANCET ZAEENIEZF1BITRESNSFISE 7 ELAL H;E 222 T — 2'6;{13;
HMEBRA LS, REARTERORAENCET 54 RICHES = (1 ) MR- T5Y
FATEH . SERBICHITBE T 7 ¥ RICRBASERALE G, AAEETT . NESTLE SAREG 1153.05 | 22537 | 2443 | 295658 | 4 ELES
. NOVARTIS AG-REG 513.07 - - — | ~zE7
RANAER 347 55 | #6, B8 [1667.02] 22537] _2443] 2956%8]
(1) EA%R BB EE | 28R | 188 < 1.4%>
s i B = ENEE. (FU=—7) E Btk [frvv—7 FH
. s ¥ % & ST 48 70~
NOVO NORDISK A/S-B [1,039.03 | 741.67| 35514 632,164 | AJLZ4T
TR TR i F7—g.90-7 | BB (103903 74167] 35514] 632168
ﬁ'ﬁ%% ) E‘ s gRgae | igm | Em < 3.0%>
RRBLEHD 21.9 - - T59) EIEZE T
Tk Tk TH VALE SA — [2,526.04| 28,415| 586,752 | &#t
& | B . B 219 o ZlT 75U LTl [ B BB ~ 252604 28415 586,752
O B <t => 18847 — <> BB R B N EREL < 27%>
(@) B o [FREY 1 M
(2) SEHR SAMSUNG ELECTRONICS CO LTD — | 496.65 (3,898,702 | 378,953 | 1wttt
M & % HA x wEy | BLER] —1.49665]3.898702| 378953| ________
% 1 N N B i P E - & = st $RE<tE> — 1 884% < 1.8%>
% | *® E24 NERSTE | BERELE 1—-0(#35%) Bk 8% | F1—0O FMH
FXUA) T = o Exe ASML HOLDING NV —| 3931|2015 266,821 | iE#Rixil
ABBOTT LABORATORIES [1,204.76 | 516.22| 6,063 | 664,687 | ~NLRZ7 N ﬁlt*%‘ﬂ_\_ﬁ_% _____ S1.39311 20151 2068211 .
ADOBE INC 299.47 | 9042| 4287 470,022 | 1 i 24 1584 < 1.2%>
AUTOMATIC DATA PROCESSING |~ 10.77 - - — | 1 1-00L7e>II7) ELa gt | F1-0 A
BLACKSTONE GROUP INC/THE —| 351.05| 2998 328705 | %8 ARCELORMITTAL —| 729.63| 1,948 257.958 | 554
SERVICENOW INC 12276 - - — |tz " %lﬁi’ﬁ:-ﬁ'ﬁ? ----- <] 729631 1948 2579581 .
CMS ENERGY CORP 588.98 | 489.01| 3,106 | 340,585 | AzEE __ | s —| 48 < 1.2%>
MORGAN STANLEY —| 52814 4.481| 491,339 | &8 1—-0(75>2) ik 5| F1-0 T
AUBABA GROUP HOLDING:SP ADR | 700.02 - - — | -#rE- -2 AIR LIQUIDE SA 538.84| 233 329| 43,617 | 554 \
DEXCOM INC 12577 _ _ - |~ SCHNEIDER ELECTRIC SE —| 12009| 1.535| 203.312 | &AW -2
AMAZON.COM INC 7499| 16.64| 5.260| 576,729 BNP PARIBAS | 4386| 2458 325519 | &Rk
L'OREAL 191.67 - - - | EEnEs
ALPHABET INC-CL C 89.41| 4295| 97151,065073 | I32= PR EE| 73051] 58109] 4323| 572am]
L3HARRIS TECHNOLOGIES INC —| 15429 3311 363.042|3 e AN 2727%>
HUMANA INC —| 9353| 4264| 467517 | ~LRTF 1-0O(R4Y) % % | F1—0 A
HDFC BANK LTD-ADR —| 477.82| 3321 364,117 |28 VOLKSWAGEN AG-PREF —| 15631| 3214 425569 | —EaBs - v-L2
JOHNSON & JOHNSON | 354.87 - - — |~z 7 DAIMLER AGREGISTERED SHARES —| 327.94| 2370| 313767 | -@EEY -7
LOCKHEED MARTIN CORP | 206.98 - - - | 48 9-£2 DEUTSCHE BOERSE AG | 291.9 - - - |&m
ELI LILLY & CO —| 119.02| 2.320] 254360 | ALZET i Url?_ﬁk?&__ﬁ_&ﬁ T 2919 48425| 5584 739336]
LAM RESEARCH CORP —| 3355| 1.961| 215,068 | EaEE ME < 35%>
J3127-Y3 1—O@RRAY) Btk B | T1-0 T
Z&iﬁ;ﬁ&im&;ﬁ;ﬁ 29535 Z;'gi ?‘j?: 195222? ;%';—U BANCO BILBAO VIZCAYA ARGENTA - |5,596.85 2,737 | 362,481 | &7
PHILIP MORRIS INTERNATIONAL - | 42269|  4123| 452041 | E£ELBER Ef,ﬁ?g%stTiNDER A 05995 6068| 1.980| 262210 ;?gﬁ
JD.COM INC-ADR —| 4238 284 | 31,142 | -&EEy-v-L2 ~THH. 28 [2.050.95 [1166485] 4718 624692
PROCTER & GAMBLE CO/THE | 765.07 | 365.58| 5,034 | 551961 | £550&Es a5 Hﬁ;@@; B Pt Rt 5 hus T
ASTRAZENECA PLC-SPONS ADR | 2,283.8 [1.945.88 | 10,712 1,174,364 | NJLRS 7 -0 507) = =% F1-0 =
SAP SE-SPONSORED ADR | 38.84 - - o ENEL SPA 6.801.21(2,107.57 | 1,705 | 225783 | ntiE
CHEVRON CORP | 32519| 3469 380320 | THRLF— o |7 EE 680121 210757 1.705] 205783]
CHARTER COMMUNICATIONS ING:A - | 6663| 4566 500587 |ITE=573 ) Il S IR 3 R 271%>
e — W, &% 1188357 15.607.6 | 20.296 [2.687.043
SALESFORCE.COM INC | 323.13 - - — | it i—?é = 3 T S P S20 T EEREEEEES
UNITEDHEALTH GROUP INC | 361.22 | 237.83| 9716 [1.065.250 | AILZ& 7 z
WALMART INC 74139 - - - |emams Jr v pest| ik 2EB01280513998692) -l N
i | 308 |~ 4780 295.0%>
VISA INC-CLASS A SHARES | 482.84| 19432 |  4.347| 476,640 | 1&sEif - — S—
NVIDIA CORP 350.25 08.91 5,406 | 592,716 | 1Bt (E1) PEMEREF. HROFHHZNETEYEETERSDPEZD & ICREFE
' ' AN BANTED B EAAIC & U EHENS L— N CHERE L B0 T,
NETFLIX INC 180.03 - - - 33525773 (2) < >PIREEEREC YT BFHRDLE.
MASTERCARD INC - A | 490.53 - - — | iR (23) SHERORIAREET.
TANWAN SEMICONDUCTORSP ADR —| 177106 1.926| 211,214 | s
BANK OF AMERICA CORP —|1.657.08|  6.933| 760.089 | &5t
ADVANCED MICRO DEVICES [1,094.12 - - — | BT
CME GROUP INC 8.32 - - k=
TARGET CORP 487.92| 28574| 5960 | 653484 |-guEs -2
MICROSOFT CORP 1,168.89 | 346.76| 8427 923.885 | iEmin

29




S49,/GQGIO—NIb - T9457« (FOFsH) (EiS&REIZERER)
(3) NEREEETSS WERDIRR
,a,a 5 = M * we E2020E 58158 F20214€58148
# ﬁ 1 & m = = 5 T o
0 5|0 ey i - R i
SRS E | AAREEE (A) BEEHEIRNE 227,373,535
(ZXAUA) F0O FO F7AUA - RIb M SE LS 227529 487
EQUINIX INC 14.04 - - - > g e
- G|OE =@ a0l [ - - i 24,994
- | sms<tiE> 15847 HE <> SILF)E A 210,946
(B) AifiEIsssc S5 4,516,522,463
i FoER 8,394,547,854
WIS EEEHEDIER =i £3,878.025.391
- [ £ * (D) HERIERS(A+B+C) 4,373,450,843
5 E = =
sfffi &8 | b * (E) sBGRIEES 275,976,907
T % (F) ENEEEEES 629,013,167
= = S 92.7 (558 ( 114998198)
T 12923 L3 (BRI ( 514014,969)
é{ >Ezm1ﬁaaééi£%:ﬁ{JW#t — ' (G)BEH(D+E+F) >.278,440.917
(12) NERAEED. BRORMEIBEEYSESSASOMEED & CIFEERR RERLIRARE(G) 5,278,440,917
é?;ﬁ@i%*ﬁ?‘;éﬁ(}:@gJ%Hﬂbiﬂé L— I\_E;B%l\}ﬁ% LIcBHDTT, 7723;35\9 5 EilEstEERSS 629,013,167
BICHF2FHE U—KE, 17XU8 - R)L=109.631., 1HFS - N N
RIL=00.09F. 188 fIb=1411/, 1 4FUX - K~ R=153.987, 1% (ESFE5E) ¢ 114,998,198)
4%-iZiiyyggié?yv;%ﬁamfz=WBWi175§w-u GEEERIEXEE) ( 514,014.969)
7)=20.649M1. 1 BE D+ >=9.72M. 11—0=132.39HTY. N S
GE3) BMACHIDAEEMEE (20984.979F M) 013 & (55 4 5 P ECAERAAT & 4.649.427.750

(21,889,492FM) [CHTBHIEEF, 95.9% T,

WEE. 8. 88 LUEEMEDINR

(E1) SEEMNE(CIHEFEHRMICT T D HENFRLBEESHO TRRUTHIFT,

(E2) ENiEsEEERE o, BIEEELTAEDERZVL. TAZ TO2HEF
BRELT, OB FEE U TIEENE Y,

C£3) NEHEEDEREF T N kT DtERE (g | ZIsRET
Al

(x4) }Q%EEEEZEU)EEHOJ}E(Cﬁ:%’féﬁﬁ@ﬁ‘é%%T:l&‘—‘é%’&é%fﬁ%7’:&)[;?‘9“%
R 1 222,398,187 (KEH)

BNEDEEDHERE (8

20215 5 B1481R#E
s =] El H x
(A) BE 21,962,825,812M
J—)L-0—V%F 980,312,279
HRIC(GHIER) 20,297.095,277
RINAZE 654,854,618
RINECH= 30,563,638
(B) &f& 596,963,896
ES/N 386,555,354
RILBERE 50,999,999
ES/NEE ] 158,542,419
ZDtRILER 866,124
(C) fuEEER(A—B) 21,365,861,916
TTA 16,087,420,999
RARREAs T 5,278,440,917
(D) ZHEROE 16,087,420,99900
17 0O% Y E4EfiEE(C D) 13,281H

*HIE(CH T B TTAREE32,530,110,603M. HIERMARIPRCHIF D EMERETALEE
9,609,097,401M. [Ef#HITTAZAE26,051,787,005HCF,

* BFRDFTHEOMZ Y OFIEERIF13,281HTY,

15 =] El H
(a) REPRRE DECHFINE 209,629,212
(b) REZREDBMIIZTTEFER 4,163,821,631
(¢) NEssHzES 629,013,167
(d) PBCEERIEY T 275,976,907
(e) ZSHINEENRE(a+b+c+d) 5.278.440.917
(f) cs 0
(g) FHIRHD I REA(e — 1) 5,278,440,917
(h) SRR 16.087.420.9990J

30



XA - IvNNVESHT 7V R (FOFsA)

(EtEHEIRERETA)

w4 v \VEHT7 R (FOFSH)
(ERRERERER)

ERRSE (F1FhR)
E75

(R&EH 20215 6H158)

(fERIREARS 20208 6 B168~202156 A15H)
SMBOHEIEN
*=HT 7 ROHLHEBFRDE T, e, BADTEBCHINWESSILBL LS
EEEY A &9, o ‘
SR — SRR E R . CORU. 5
25 o | BELCRRORRE BREDBRGHEED B ARCRMRASER) | & OO0, &
= T XU CBREEABVET, AT TS b e \
) = o C I, HERHOBERKRZ RSP L EFF
S o e | R Ve INUEST Y —
+  m|NETT7 YRS roERTS 9 N N
Qé;@t% 7\2—' :)\_\7/\0\/1%% ) ’%?éc‘:*f)—}%@aﬁaut’&ﬁ%’)?@'d:D\ a’D\JEEL/\
<H 75 R DHAEDESS BUEFFET,
/\\\l!:“_jj"\/li‘@ EE'FEUBE AL 3 ~
g =27 | M7 YRIRIA UL
" XY—-—T7 VRO > A N Daiwa Asset Management
HENRIE(F, FERRE DI SE N A7 LY hYRIAY MRARE
_GHbmESHET. ) FEL, RAELT, 5 RRBFABXAON—THIET S
ﬁj\ @E 71:’— %I- EEEZE@&E‘Cg_gF%;t%EE/‘J[:\ EE%%”EE a—j\ﬁ:ﬁb\ébﬂ?ﬁ (j_)bt\/g_)
D SEAE(MEEDKESZENZ L CHEceEiz TEL 0120-106212
RELET, 2L, ESFEREDDEDBEIC (#8109 : 00~17 : 00)
& DEETBOBVCENBIET, https://www.daiwa-am.co.jp/
{$TUZ02151202106150 <2151>
Y T e EREE
2 o @ @ |[NOWRALEPLL L el . 5 =
woE _ B8 B HIniE | Ese | gaE EEMEREEDOHBICONT
o | RDZ |1, s B, T | BN L %18 &
$ES | B HEEE ) (&)
I I 2l oer|l  *|BA8 11,100 2,000
3HX(201786F158) 10,626 0| 2A26(10,579| A28 985 —| 4824 : 4
4H%(201886F158) 10,724 0 0.9] 10,658 0.7 95.5 — (110,798 ,I/
SHR(201956F178) 10,988 0 2.5[10,921 25| 985 7.3 (105,533 11,000 A\ 1,500
6% (202066 158) 10,866 0| 21.1110810| 41.0| 978 — 199,182
7H%(20218£6F158) 11,053 0 1.7110,790 | 20.2| 96.9 — (108,557 10,900 .VMW 1.000
(X1) BEMBEOWEEIE DI, ’ WM‘ '
(¥2) NOMURA-BP | BaEHE. FEMORF—92DHERC, 77y REE
HORIE#£EA10,000& UTAM 7y AYRIXY MEELIEDBDTT, N 10,800 500
OMURA=BP | I, BHESHAAHNIAZL TS, DAOABESE
RS ADBIRE RIS 12 0 [CBIR S N /- R AN To ) . —EDMIA
%ﬁl:%d‘uﬁ%méntm’—l\jz UADINT =XV A B ECEEINE 10,7030

NOMURA—-BP | ICBI 9 2 —Y) DA EHEZ DI—UIDIERS. T NTEF
RBESHASHCRBLET . FNBSHARMEE. 77V FOERARREFCH
( L. —UEESY FEA.
x3

BB, IBHIRHARHICKVBECH > TEESNZBENSHUET. LD
BHEBERTOVED T —YZERLTHIET,
RAUHBEBLUESEYOMALRF. YT 7 ROBALEREL T 7R
N—R(HELICEDESHET
RAEHEA LRI POENTESS (GRHE) ZREFT.

AP R SER R - TR ETY,

(x4

(£5
(X6

LilES
(2021.6.15)
— HEEBREEEME (%)

i
(2020.6.15)

— BEME ()
MEERE (6%)

*HESHBEEEMEBE. Hice: BhAd) ZHEREICHRELLBDEHBL
TEEUIEBDT, 77 NBRADEBENR/N T —< Y AZRIHDTY,

* DEEZHREIT DN EDINICOVNTIF. BEIHFANTHADI—-IICKIIER
WET HOESEEHNICHRETZI-ANBVI 7Y REHUETD) . £
T7 Y ROBAMABIC K FREFUHDERBVET, U >T. BEIFEDER
DRRERTBDTIFH Y FE Ao

WE RS - SRR
B & 110,866
B R :11,0538 (£ER0M)
fEEE 1 1.7% (DEEAH)

NEEMHROE L EENER
FEULT, [T - IvNVESYT—T7 U R] ORHESZEBL T,
OHYEDESFITRE VIR, BESFOFRINAS RUHEEFNOETCLD
BEHEMEOLFD TS RBRE Y, BEMRBEAE ERUF L. <hULLIZE
RERBICOVT] ZT8RIEEL,

31




2T Vv INNVEHET 7

s 5 g5 | E ¥ L _E WA K B READ

BEZ| (B | AL =

A % % % %

(HiE9)20204F 6 B15 0,866 0,810 - 97.8 -

6 HEE 0.836| £0.3 0./70| 2£0.4 96.8 -

7 BX 0.888 0.2 0.808| 2£0.0 99.2 -

8 BX 0,855 £0.1 0,757 £0.5 97.0 -

9 X 0,889 0.2 0,789 £0.2 96.2 -

UJSES 0,879 0.1 0,772 £0.3 98.4 -

[IEES 0915 0.5 0.786| £0.2 97.8 -

28K 0,945 0.7 0.788| £0.2 95.8 -

2021% 1 BX 0933 0.6 0.762| 204 97.9 -

2 BX 0,851 201 0,673 213 96.4 -

ENEES 0,940 0.7 0,747 £0.6 95.9 -

4 HAR 0,968 0.9 0,767 204 96.6 -

5 BX 1,009 1.3 0,772 20.4 94.1 -

#2021 6 5158 1,053 1.7 0.790] 240.2 96.9 -
() HMAREMEIHED LS. WE% MBI,

BREBIRICOW\T

(2020.6.16~2021.6.15)

BERESFTR
ENESHE T EFASETUE Ul
SERHIE LY. BRICKDRESAREDS L TRESHES BT
FOVTHB UE Ulco 20214 1 BRI, REDEBNMRENENDIR®
BN RBEHOZHHABEZILKRT 2 COHFABREN S, RBEFF LR
LEFEUfz. ULDU3RBICE. BRI REBEROZENMEOANE L ©EFIEE S
REEDBAZFRER UL EBREN S, BERBARICH T TRBEFDOLE
[F—ARUE LTz,
HEICOVTIE, BEROHEEVANDOHRRLCKI. ALY R (B
BEICNT B EREEF) FHEIL. SAIFETULE U

BERLEARIC ST D [SEDERSE]

mETFUR
FEUT, [RF - Vo NNVESIYT—-T7 VR ORHIEZELCT.
DHEDESRICIRE L. BE UENEDOREREEEHEDERGIHEZD S
L CERZETVED,
WA - JvNVESIY—-T7UR
FEUT, DHEOESICHREL. RE UTEINRDOEREEEHEDESR
BERZEDSUTERZTVET, T7 VI X VIILDH. EEDH. JU
Jv MAFICEDE, R—rT74UFTDTa— 3>, FREM. &R
MEZRELEFRT .

K—bT72UFICDONT

(2020.6.16~2021.6.15)

BEI7UR
FEUT, [RA - IoNNVESIYT—T7 VR ORHIEZELCT.
DO EDESRICIRE L. BFE LENEORFREESEHEDERIHEZDS
UCBARZTVE U,
WA - S NIESEIT—T7 IR
FEUT, DHEOESICHREL. BE UIEINROEREEEHUEDESE
BREZDHSUVCEARZTVE U, 7 VI AXVI VD, EEDH. 7
LIy MOMFICRDE, R—hDJ4UADTaLb—y 3>, ERER. &R
EHERELUE U,

VR (FOFs) (EisHBSIREAREM)

LT 7V NIERADFHEEZIFERBEL BRIV FY—IZRITTHEUE
Bho
MUFDTST13ET 7Y FOBEMBEESZREEDEEEORL T, &8
ZRYGENESTHBOEEZR I ARNGEHNE L THBHUTBUET,

(%)
2.0

1.5

1.0

0.5

0.0
-0.5

L]
(2020.6.15~2021.6.15)
&%z EINOMURA—-BP | #i&1E#
(¥ BEEMEBADEEREDEZAH T,

SPERICONT

LRI, EREEZEHEL. INENRZRESE TV efZEF U,
BEH, BRHEICOTXULTCF, ERAHICEDTERTECLREERT,

NS EREDOAR (1H50%Y)

N

18 =} 20204 6 5168
~2021F 65158
HHREEE (FhAdH) (M) —
SEAEATEA S (%) —
LEADINES [GE) —

[ SEADINZELIST [G=)

DR AR (=) 1322

GET) [HHONG] (& [REEREOESFNG] SKU [BEEREOAIMEEST
EEEL| DSPEICHYUCEETT, Flo, SO (& [N
BE| BRU [DEEFHEILE] NSDEICKEI LR T,
(£2) ARBEVIETTE Y, HHOINE ESHADORNBUN DS HIHDES (B
#H) [CEBULBWBENSUET,
(E3) SRADEEONELEMEALL KRG IMOEE BhAd) ORRELEME (DEEA
&) [CHIDHET, T7 Y FONGEEFRRVET,

SwoERLt

WET7UR
FEULT, [RA - Iv/N\UEEYH-—T7 VR ORHFIASZEOT.
DHEDESICREL. ZEUINGORKRESTEHEDBEERRRRZHS
UCERZITVET,
WxF - Iv NIEEIY— 77Jh
FEUT, hhEOESICIRE ﬁmbtﬂﬁ@ﬁﬁtf?%ﬁ@%i
B@E’E@*bt@ﬁﬁ’a‘:ﬁb\iﬁo 7} VA II DI BES. T
Iy MICEDE, R—NTxUFDFab—r3a v, E@%&\ﬁ%%
WEERELFT,

1702 DERDAH

L
15 B (2020.6.16~2021.6.15) 18 B D B =
e R {ESE3RIN = SRR BB P D T ELE(TAE X S SL R
= 0 Sa X5
B R A M 22| ChIEE H{ERPOTIEEHERE10,91 7T,
@ E & ) (18) | (0.165) | BESHNR., J7Y ROBAEH 2% HEMBOSE, AT EEEOERZEDRH
TR AT AT 0.011) T mats 3., TR EDE J7 - i
(R ) ) T00022) | SeEai s, B EOBE. WESHH 5 ORI ORI
—— g 0,000 | REEET B = H{ERIIPORE S st 2 SERAP OV E RIS
®H : FEETFHRE. BEIES0FEOR. FEONAICTAS FHE
Gem - 4 7v3Y) 0 | (0.000)
= {fi B & I 5| — | BTG = SR OB MEL A G 5 SR DO T 2 e LT
ARG RS, A0 DMERED 205 I(CE T 2Eie
zZ 0ot ®E B 0 0.002 | ZDER = SfEREN D Z DR,/ SIE RN D S HELI
,,,,, ® s & m 0)..| .(0.000) | REHA, ,famBmﬁmfﬁn%uimaﬁﬁﬁ%%@ﬁ%@ﬁﬁ@ﬁﬁ BEOBHECEYT 5B
=R TE R ©)T7(0.002)
ETET (©)"T(0.000) 5922 DB
= st 22 0.200
(&1 é1’EEJZHJ§EP(D§FH CHERDN N D DDIEHERZSO) (FEM. BNICK > TRHEDNCEIHN G Dh. EBEOHEDBEEICLBEHURBRTY .

(F2
(3
(E4)@%lﬂtu%7ﬁ 7V RHH25BE

SEREFEECEICHREEMEAALTHIET,

BHEEF 1 HOH Y DZNENDOERTEEZ SERIAPO TR CHRUTI00ZR UICbD T, JH=EH 3 RBZMSAALTH I E T,
. TERFEFHN. AMESEE BB LUZOMEAR. BFIT—T7 Y ROLSEEDS 5. DT 7Y RICHLT 20DESHE
o HHANTVDRERSS (WH—T7 Y MER<. ) 15256, SEEOERE. SFIRE(E

SO SHAS L BRZESHE T, B, BHIREEFTISDERDEEH

Xﬂ%ﬁldﬁb‘é (1 AO%Y OBEFAOEE] B TE2HDICDONTIE HEALUT 7Y FOBE] (CRRIBDIEELTBUFT,




XA - IvNNVESHT 7V R (FOFsA)
BFEES KUHE I DRR

(EtEHEIRERETA)

WEE. 8ff. TS LUEEMEDINR

PR SEESREIFORE - BHINR 20215 6 B1581R®E
(202046 B16AN 5202146 B158%T) 5 5 ™ 7 =

% = 7 # (A) BFE 108,662,776,896M
a = & |0 = & a—)L-O—V% 209,157,772
e . FO M O T 27 - Vv NVEETT— T 7 Y REHEE) 108,453,619,124
@-yf\ﬂ;%?ﬂ—ﬁ% 11,006,196 [12,128,898 [4,324,431 [4,768,428 (B) & 105.661.193
(@) BURRENET, I ESERA 104,552,776
ZDHRINER 1,108,417
WFIERFRA & DB KR (C) HIEELEEE(A - B) 108,557,115,703
(1) RE=T 7 7 RIES 1T D HEREADOFIZRIRA & OELE [1K5R TTA 98,212,250,610
w - RIS 10,344,865,093

LYEREATPIC B3 B FIZERMRA L DEE RSB Y B Ao (D) SIERT 98.212.250.61001

1 504 Y BHEfzE(C D) 11,053

(2) ¥Y'—=T 7 7 RICEIF B HERBPOFIZERRA &£ DB KR
(2020 6 B16HN 5202146 515HZT)

® B m| = 7
x NEG AP FNEE [5 518
A BRAED| BA C BfRACD| D/ C
B5 AR S IRRD

Ell=N =Vl %| BAM| BHH %
RHE 58,012 5,128 8.8 | 48,657| 6566| 135

B517Y 3Vl - - - 9 - -
J—)L-0-2(811,419 — — — — —

(D) TLRES99.8%
*THRERIEEE, IP—T 7Y ROBFOROBCNT BLURRE—T 7Y
RORF—7 7> RIELHOHS.

(3) FIBRRATH 2 ERIBERENS RSN EHE L 18 - TRITEIN SIS
(2020 6 B16HN 52021 6 B158HZT)

E| A
& b X7 - Vv NVESRYT-T7UR
B i &
Ells
NHE 30,102

(1) SEIRELRS.

(£2) BIFRBEIET,

(4) SERAIPOFTERFTFHFHEEEICK T 2FISEBRANDZILLEER
SFRHATPIC B 2B REF AR OFIEBRANDZILVB S Y F B A,

HAIBEFEALE, RAGERVREEACET 2EES 158 1 BICRESN2HIEHE

RATHY . BIERBICHIT LT 7~ RICRBFSERA LG KHEEHTT .

WAABERER
BigEETES

& 5B

B 8] = m  *
O %0 ®#|&F @ =

FO FO
A - Vv )\VMESETY—T 72 R |90,455,377 197,137,142 108,453,619
(F) BARBEFVIEC,

MR EETEEDER
20214 6 B15HIRE
pr 7 x
5 = ¥ m B I %
e %
2T - Vv NNVEEIY—T PR 108,453,619 99.8
oL O—v%. Z0f 209.157 02
REETIERE 108.662.776 100.0

() SHEERDBRAIARBIFVIECo

*HAECH (T DITAEF1,274,930,279. BIEREABPRICH(TF 2 EBNRETALES
11,292,922,477F. Ef#ETT4AERIF4,355,602,146F3TY,
* JEIROFTEOMS Y OIEEERRIE 11,0538 TY .

WiEEDIRR
L B2020F6R16H F2021F6H15H
15 =] El il
(A) EESFING A 42,756M
REFIS 1,709
IR A 44,465
(B) AifisIscE R 1,984,380,375
FoE 2,008,595,115
TEIR A 24,214,740
(C) {SEEIRm= A 207,692,037
(D) HfptEEE(A+B+C) 1,776,645,582
(E) BiHfiESmE 1,448,132,450
(F) EhiSst=ERE 7,120,087,061
((FEEZEEEE) ( 8,701,842,339)
(FEERIMIH=ER) (& 1,581,755,278)
(G) &EH(D+E+F) 10,344,865,093
RIS E (G) 10,344,865,093
ENEFEERRE 7,120,087,061
(e EEEE) ( 8,701,842,339)
(FEEEmMIESER) (~ 1,581,755,278)
DECEEMIEILE 4,289,076,027
REERE A0 1,064,297,995

(E1) SEEMBNE(CIHEEEHRMNIC T D BN ERLBESHO TRRUTHIFT,

(£2) ENiEsEEERE oS, BIEEELTAEDERZVL. TAZ NO2HEF
BRELT, OB FEE U TIEENE Y,

(£3) NEHEEEDtERIER T INE R DStERE (g | ZIsRET
L,

BRRSECEDEERE (&R

| B El B
(a) REZREBDESENR 987,982,669
(b) BREZRGDEMIIESTEEER 0

(c) INEaEE 8,701,842,339

(d) DBCEEfRIEY 3,301,093,358

(e) SHNENREE(a+b+c+d) 12,990,918,366

() nEEs 0

(g) HHIRHN I REE(e — 1) 12,990,918,366

(h) TR 98,212,250,6100]

33



XA - IvINVEHT 7R (FOFsH)

(BRI ERER)

RF - Ty NIEFEIY—-T 7R

ERREE

$£7H CREH 2021F6A15H)

(RS 20206 6 816H~20214F 6 B15H)

A - v NUESYY =T 7 Y ROBEARRZE CREB LU LEFET,

*Z7T 7 Y ROLEBFRDEY TT

B B B #

ZRE LN DR S SFEMEDBRBURZD S U TERZTRVE T,

T B R E N R|DPEOES

X A R | FEEERRD 0% T

FHTEYEIRIA b

Daiwa Asset Management

K7 Y bYRIAY MRS
RRETRABXAOA—-TEIE 1S
https://www.daiwa-am.co.jp/

W= {EREATP DB EHRR & T E DR

(M)
11,200
HHEEEEE!
11,100 ”d/

11,000 JJMMWNWwNWNN
10,900 VWWW»WMWMAM

10,800
= LIS
(2020.6.15) (2021.6.15)
= 8 o 2 % ffi %8 NOMURA—BP IBEHEH | N & | EsEy
BEE | sz [rEs|HAEE X =%
=} % % % %
(#9E9)2020% 6 A158| 10,954 -| 10810 - 97.9 -
6 Bk 10924 203| 10770 204 96.9 -
7 BER 10,979 0.2 10,808 0.0 99.3 —
8 Bk 10,947 0.1 10,757 »0.5 97.1 —
9 BX 10,983 0.3 10,789 0.2 96.3 —
108% 10,975 02| 10772] 203 985 -
118% 11,013 0.5 10,786 0.2 97.9 —
128% 11,045 0.8 10,788 0.2 95.9 —
20214 1 B&R 11,035 0.7 10,762 20.4 98.0 -
2 A% 10,954 00| 10673] 213 96.5 -
3 AxX 11,046 0.8 10,747 0.6 96.0 —
4 B% 11,076 1.1 10,767 ~0.4 96.7 —
5 A% 11,119 15 10,772 ~0.4 94.2 —
(BA£)20214 6 B15H| 11,165 1.9 10,790 0.2 97.0 —

(1) FERIHSL.

(£2) NOMURA—-BP | 861583, BHEMORT—9%ZbLIC. BT 7Y REE
HORIE#£EZ10,000& UTAM 7y AR IXY MEELIEDBDTT, N
OMURA-BP | &, BNBESKIXKMDNRERLTVNSD. BADREESHE
MSLAROBEZNIEICKR I 2D ICHRRSINIRENSER TH Y, —EDHEA
BECEDVTHERSNER— NI UADN T+ =Y AZHECEEINE
El

NOMURA—B P | (CEIT 2 —tIDHBM EIET D—YIDIERE, I NTEH
NBESHASHCRBLET . FNBSMARMEE. 77V FOERRREFCH
L. —UEESY FEA.

BB, IBRIRHARHICKVBECH > TEESNZBENHUFET. LD
BHEIBERTHAVED T — I ZFERALTHIET,

(E4) RHEEALEESHRPIECTES EGRitE ZREF9.

(E5) EZFMLERIGERLE -THRERTT,

(£3

GERZE)
SEEMBEBZOHEICOVT
[E#(fEE - BER]
HAE 0 10,954 Hik : 11,165 =X 1.9%

[BAMERDE R ZEER]
FEUT, DHEDOESICIRE UIER. BEOFRUNAB JUHEET)
DETICRBEFMEDLENTSIBER R . BEMEAF EFUR U,
<HULLIF MBEREICOVT] ZI8BIEEL,

SRERIBICONT
OBENESSTR

EABESHECRE. HESFAIFETULEU.

LEREIE LY. BRICKDRESAIREDD & CREZFFHHBTN
BEVTHBUE Uz, 20214 1 BLEE. KEDEBIRENRADH
FrEEINERSFOEFHFBEEILAT D EDEAZREN S, REFST)
FEFUEUZ. ULHhU3AICE. BRIRASHIDZSIFOIRME L &
FHEEA RFEODBAZRK UL ERED S, SERIKRICH(ITTER
SHDLERIF—BRUF Ul

HEICOVTIF. BIROIEBBVANDOHRBE(CELY ., ALY R
(BEICHT 2 LFEEEF) FENL. SFIFETUE U,

SHIEREIRICBITZ [SigDERGL]

FEUT, DHEOESICIRE L. BE UTEINEDORFREETHEDERE
BEEZDHSUVTCERZTVE T, J7 VI AVI D, EENW. JU
Iy MPICEDE, R—hT7xUFDFa—r 3y, ERER. BRIE
MEZRELET,

SR—rTFUFITDONT

FEUT, DA EOESICREL. REUEIEROERESSTHEDBER
BHEZDSUVTEARAZTVE UZ. 77 VI AXVI L. EEDN. 7
LY MOHICEDE. R—hT2UFDFaL—vay, ERER. B85
HREFAELUFE U,

ORNUFI—TEDERICDONT

HT 7Y RIGERDFHF I FEREELBRINYFN—DT ZHRITTSY
FB Ao

HEREADH T 7 ¥ ROEE(MEE & SEIEHDEEER(T.
BEEMBEREDHE] 7 I8BIIEE0,

SERYITERNESHHEOEOZRIT KRN EHE LTEBHLTEUF
EN

[S{EREATP D

(S&RDERE)

FEUT, pHEOEFICREL. RE UNRBORR S ERHEDERR
MRZEHE UCBRRTVNET. J7 I X9 L. EEBIMT. TLYy
RAITICEDE. R—bTxUFDTFab— 3y, FRIEN. ERENSE
RELFT,

B 1305 OEROBEHE

B B ElE.;
TERETHUH 0M
G- #47Fv3v) (0)
BEIMEEZFES 15 —
Z DAt 0
(REERM) (0)
(ZDAth) (0)
& &t 0

(1) BRAOEESIUEHACOVWTIFFBL TS FIHEEODHEZ TSRS
LY,
(£2) BEIEICARBZMUBAALTHET,

34



RF Vv NNVEEHT 7R (FOFsH) (Ei&HLEIIREREMA)
FEES K UEE | DIKR
Mo # &
(20205F 6 B16EHM52021E 6 H15HF T)
8 i g | 7t F £
FM FM
EfEEs 10,013,635 ( 1810%7
M5 BEES - >0:400,
RIS 600,000 . 9430922,
P st 47.398.448 8206825,
(X1) SEFDELRE RBAFHESENTBIELEA) »
(£2) ( )NFHERICLDRADT. LBRORFICIFSENTRY Ft A,
(E3) HEBSCIEHHTOEMHES @RHES) FSFENTBYFEA.
(X4) BARBIENET,
(2) 7Y 3 v OEERIEG KT
(202056 B16EHMS2021FE 6 B15HF T)
= f= 55 ==
2 £ T = fuj'ﬁ ¥ Bl = 25|l F | 1 E: Bl = 25| e %
5 ¢ m|R A B & |’ HEE IR R i i
Ells! BHH =Vl 8/5H B/HH Ells! BHH Ells!
N . 2L - - - - - - - -
" E5EYA > 3 VESE| ST — — — 5 — — 0
(X1) SEFZELRS.
(E2) BAERBIFIET,
BEELGFTERMA (2) B (FRERR) NtfE (#8450
n i & % H *®
(20206 B16AH52021E 6 B158%T) X EE: W|E M X|EE= 8|3 M &|BEEE0
4 [ % ¥H FH
= o = = BffEs |23 XV IEE 1.0900| 100,000| 100,911 |2026/06/16
% A z = p s = & 24 yifiEsHE E 0.1000 | 1,000,000 | 1,029,037 [2029/03/10,
E= EZ= 360 10&EE 0.1000| 700,000 | 705,502 [2030/09/20)
3 TRHDLHFR 1.3% XAME 5,000,000 | 2 DAFEGSFR 1.05% 2051/1/28 (1,828,708 26 iiEEHEEH 0.0050| 700,000| 718,591 |2031/03/10
47 MNYIGHEFR 3% 2056/2/4 (5,000,000 | 6 #SIFFGHHEFR 1.13% KA (1519995 128 20FEHE 1.9000 | 500,000 | 592,140 [2031/06/20]
2 EREYFIU—%FR 1.38% 2080/7/30 4,000,000 | 6 ¥ 7 ~V2T 0.36% 2025/7/29 |1,511,700 130 205 E& 1.8000 | 1,130,000 | 1,330,552 |2031/09/20
2 DAIFERLFR 1.05% 2051/1/28 (2,800,000 | 4 4> k2 PEHE 0.67% 2021/5/31 |1502,535 137 205 ER 1.7000| 632,000 | 742,934 |2032/06/20]
7 A7 41FR 1.74% 2050/12/2 (2,600,000 | 2 4 MU—HDHFR 0.39% 2079/8/2 [1,394,218 140 2058 1.7000 | 1,000,000 | 1,178,850 [2032/09/20]
4 K B1FR 1.81% 2055/11/4 (1532970 | 22 #ffiEEhE(E 0.1% 2027/3/10 (1,135,451 141 204 ER 1.7000| 738,000 871,887 (2032/12/20]
3FUYIR LR 0.83% 2081/3/16 1,500,000 | 1 BEERBLEFR 1.72% 2079/6/6 (1,037,940 144 206FER 1.5000| 1,200,000 | 1,392,816 |2033/03/20)
6 V7 MY 0.36% 2025/7/29 (1500000 | 5 =HERFGHFR 1.29% KAMK (1,034,600 148 204FE(R 1.5000| 780,000 | 911,250 {2034/03/20
144 204FEfE 1.5% 2033/3/20 [1,387.943 | 4 SHIERESFR 1.17% 2077/12/10 (1,025,870 149 204 ER 1.5000| 200,000 | 234,008 [2034/06/20
1 BALER650—> 097% 2051/5/11 {1,300,000 | 24 #fEHE 0.1% 2029/3/10 [1,021,092 150 204FEE 1.4000| 1.268,000 | 1,469,333 [2034/09/20
(X1) SEFDELRE RBAFHESENTEVELEA) » 151 20%E& 1.2000 | 434,000 492,069 [2034/12/20
(E2) BAERBIEET, 152 206 @& 1.2000 | 1,535,000| 1,741,703 [2035/03/20
153 204EEME 1.3000| 527,000| 606,002 [2035/06/20
154 2048 1.2000| 524,000| 595835 [2035/09/20
WEASER#ER 156 204FEfE 0.4000| 1,900,000 | 1.943,320 [2036/03/20]
(1) B FBERE) DHfE (GEER) 157 20FE1H 0.2000| 337,000 334,317 [2036/06/20
- m = T 158 204EE 0.5000| 534,000| 552,812 |2036/09/20)
S5B8 8 . = 159 204 @ 0.6000| 100,000 | 104,991 |2036/12/20)
X 5 |E@ESE|F 6 8| EALE é%ﬁ; jiﬂzzﬁﬁtﬁﬁ 160 204 EE 0.7000 | 1,231,000 | 1,310,017 [2037/03/20)
Al % % %[ %] % le3200mm | 06000 1000000 | 1.046370 03 12/20
ng% 39?2;288 43?2;33; 32': = 39Z 0_1 o?) 164 20FEHE 0.5000 | 1,200,000 | 1,234,356 [2038/03/20
ad ' ' - : : 28 A+ IE(E 2.0000| 500,000| 468919 |2038/04/20)
THREZ, | 2698276 | 2783487 26 -| 25| o1 - 165 20 EHE 05000| 400,000| 410952 [2038/06/20
sEAt R | 56400000 | 59.443.950 T16 . 3 - 29 30EEE 2.4000| 321,000| 431,285 (2038/09/20)
& = 1100810476 [105,619.746 970 T 5 00 167 204EEME 0.5000| 800,000 | 819,800 [2038/12/20)
(E1) BALER, MEEREHT HHTEDHS. 168 20+ =K 0.40001 1,800,000 1.810,49412039/03/20
G¥2) 2EESEE. HEREOBMIFEETHIE T, 31 305EE 2.2000 428,000 564,399 |2039/09/20
(£3) sPlEED & OMBTERICOVNT FREREE s, MRERatSEs) T—9 173 204 EfE 0.4000| 600,000 | 598,410 |2040/06/20)
EAFLTLET, 33 30EE(E 2.0000| 512,000| 661,468 [2040/09/20
175 204 @1 0.5000| 400,000 | 405,404 [2040/12/20,
34 30EEHE 2.2000| 513,000| 684,593 (2041/03/20)
176 205 EE 0.5000 | 1,000,000 | 1,012,740 [2041/03/20)
36 30GE(E 2.0000| 435000| 567,313|2042/03/20)
37 30GE(E 1.9000| 500,000| 644,445 |2042/09/20
38 30GE(E 1.8000| 526,000| 668714 2043/03/20
41 30 E(E 1.7000| 216,000| 271,190 |2043/12/20
42 30 E(E 1.7000| 310,000| 389,595 [2044/03/20
45 30FE(E 1.5000| 514,000| 624,767 |2044/12/20
46 30FE(E 1.5000| 413,000| 502,302 [2045/03/20
47 30FE(E 1.6000| 312,000| 386,814 [2045/06/20
48 30FE(E 1.4000| 215000 | 257,146 |2045/09/20)
50 30EEfE 0.8000| 315,000 | 333,247 |2046/03/20)
51 30 EE 0.3000| 513,000 | 482,676 [2046/06/20|




A Vv INNVEHET 7R (FOFsH) (Bt EREM)

X o | 8 WiE A K(BEEEE|F M B|EEFHEH X 9 | 88 W|E A R(ZBEEEE|(T M 2B EEFAH
% F3 ¥ % ¥ ¥
53 30EEME 0.6000| 412,000| 415,675 [2046/12/20 2 MAEESZFR | 1.0500| 1,000,000 | 1,010,196 [2051/01/28
54 30EEfE 0.8000| 506,000| 533.936 [2047/03/20 1 NTN %#%FR 25000 | 1,200,000 | 1.249,219 [2051/03/18
56 30 0.8000| 500000| 526,265 [2047/09/20 1 BA4H640—> | 0.9700| 1,300,000 | 1,305.852 [2051/05/11
58 30EEME 0.8000| 500,000| 525480 [2048/03/20 1 RY#MR—7HD 4FR | 1.4900 | 1,000,000 | 1.022.321 [2053/11/28
59 30GEME 0.7000| 600,000| 614,658 [2048/06/20 15K SEHFR 23500| 500000| 518,102 (2053/12/13
61 30F@IE 0.7000| 200,000| 204,240 [2048/12/20 18|REYFIU—%FR | 1.0000| 700.000| 702,317 [2054/04/22
62 30F@E 0.5000| 600,000| 580,884 [2049/03/20 2E31—-UVI%EFR | 1.2800| 600,000 614,211 [2055/07/02
63 30EEME 0.4000| 300,000| 282,225 [2049/06/20 170 %% FR 1.6000|  400,000| 410154 [2055/09/28
64 30EEMHE 0.4000| 200,000| 187.836 [2049/09/20 4 %K HHFR 1.8100| 1,500,000 | 1,542,459 [2055/11/04
67 30 @IS 0.6000| 900,000| 886,851 [2050/06/20 4YTRNYIGLERR | 3.0000| 5,000,000 | 5.061.150 [2056/02/04
68 30 @IE 0.6000| 400,000| 393.628 [2050/09/20 1 E@M=HL®FR | 1.6000| 1,000,000 | 1.006.909 |2056/04/27
70 30 @IS 0.7000| 700,000| 705,208 [2051/03/20 5 %E HEFR 2.4800| 100,000| 106.443 [2057/11/04
6 40 EE 1.9000| 412.000| 554,135 [2053/03/20) 1 SRAEELFR | 1.3000| 800,000| 822.626[2058/03/13
7 40fFEE 1.7000| 412,000| 533,152 [2054/03/20) 2 EEERYSIR 21500| 800,000| 859,909 [2059/03/15
10 4051 0.9000| 200,000| 212,656 [2057/03/20 2 BRREIFELFR | 1.4800| 100,000 103,443 [2060/03/12
12 405 0.5000| 900.000| 838728 [2059/03/20 6 %K SR 3.0000| 900,000 1,006,259 [2060/11/04
13 40415 0.5000 | 400,000| 371.644 [2060/03/20 2 WEAWESFR | 1.2400| 500,000 | 509,180 [2060/12/17
e e A e 3 EREWSFR 1.1300| 500,000 | 501,773 [2061/02/10)
ISIEY- 39,555,000 |43232,431 1 REERL%FR | 1.7200| 1,000,000 | 1.034.908 [2079/06/06
MRS | 232 IERAE 1.0100 16,000 16,110 [2022/02/24 1 fEkES%O—> | 0.6600| 1,100,000| 1,101,350 [2079/06/26
24-1 [REBAE 0.9100 17,000 17,144 [2022/05/25 1BVBLNZYELFR | 0.6600| 1,100,000 | 1.102.916 |2079/09/10
2617 BHSAE | 04630|  44.200| 44947 [2025/02/26) 2 RIS SR 0.8400| 600.000| 604.243 [2079/12/13
2715 BAISAE | 0.4710|  80.000| 81,673 [2025/11/27 2EEEYFIU—4FR| 1.3800| 3,500,000 | 3.547.736 [2080/07/30)
e el N R R 179 7L—7HD%FR | 0.9700| 800.000| 812,950 [2080/10/15
ISIEE 157,200 159.876 1 fEkR&EH240—> | 1.1050| 1,000,000 | 1.012.646 |2080/10/20
ERES | 222 WDEREE | 06010  51.000| 51,932 2024/07/31 SAZEERLEFR | 1.0700| 1,100,000 | 1,109,378 [2080/12/16]
B2 | 6o 53 st@IE 0.4780 50,000 50,865 [2025/02/28 3AUWIR %FR| 0.8300| 1,500,000 | 1,509,784 [2081/03/16)
QORUFHSARE | 0.0050|  45000| 44,987 [2026/11/20 1 JFEHD £#FR 0.6800| 400.000| 400,299 [2081/06/10
37 BUREEEREC | 0.0850|  22,000| 22,090 [2026/12/14 1ENEOS HD %FR | 0.7000| 900.000| 900,000 [2081/06/15
BURIARE | 0.1150|  37.000|  37.211[2027/01/19 2 ENEOS HD %FR | 0.9700| 400,000 400,000 [2081/06/15
S16 (FEMMBRMBS | 1.6400 10,886 10,983 [2032/11/10 3ENEOS HD %FR | 1.3100| 900,000 900,000 [2081/06/15
S17 (FEMMERMBS | 17100  21.882| 22,087 [2032/11/10 5 =HERNSSFR | 12800 100000| 102.593| &AM
S18 (FEHMMBRMBS | 1.5700 10,867 10,960 [2032/11/10) 6 =HERRSSFR | 1.3900| 600,000| 621.127| &
S4 EEHHRMBS | 2.0300 12,867 13,249 [2038/05/10) 7 HF1FFGLEFR | 1.3500| 1,000,000 | 1.029.487 | &AafE
S6 EEIHRMBS | 1.9400 12,732 13,057 [2038/11/10) 8 HPIFFGLEFR | 0.9800| 1,500,000 | 1509381 | &KAfE
S7 EEMERMBS | 2.0000|  67.085|  69.278[2038/11/10) 2 BHDZ%FR 1.8000| 400,000 | 407.222| &4
S8 {EEIHRMBS | 2.0900 13,305 13,756 [2039/05/10) 3 FHHDS %R 1.3000| 5,000,000 | 5.000,000| KA&fE
23 (EESRRVBS | 1.7900 10,834 10,957 [2039/10/10) 1Sm—4GZ®FR | 1.2200| 1,000,000 | 1.024.991| &&iE
28 FESBIRMBS | 1.7900|  36.393|  37.288[2040/03/10) 2 H—4®%%FR | 1.0000| 1,000,000 1,006,051 | &AM
20 FELBIRMBS | 1.8100 10,832 10,957 [2040/04/10) 3E—4HBHFR | 1.1240| 500000| 506184 | KA
37 FESARVBS | 1.8800|  98.240| 100,745 [2040/12/10) e ) T R e
40 FESRIRMBS 1.9300 26,994 28,041 [2041/03/10 USEY 58,400,000 [59,443,950
5 (EEHABERMBS 2.1200 11,321 11,575 [2042/09/10) PN ] I 2 N R R
8 (EEHABERMBS 1.9900 12,742 13,096 [2042/12/10) ey 100,810,476 [105.619.746
9 (EEHAERMBS 2.1000 13,098 13,549 [2043/01/10) (D) BIEEBIETEC,
12 E2HMRMBS | 1.9700 13,380 13,832 [2043/04/10)
24 FEHHRMBS | 2.3400| 35746 38180 [2044/05/10)
31 EEHHRMBS | 1.8900| 24452 26207 [2044/12/10)
30 EEMHRMBS | 1.5200|  25.828|  27.248 [2045/08/10)
50 EEHHRMBS | 1.6700| 205552 | 218,686 [2046/07/10)
51 EEHERMBS | 1.6400| 251,163 | 267.614 [2046/08/10)
60 EEMHERMBS | 1.3400|  77.780| 82221 [2047/05/10)
71 EEMERMBS | 1.0700| 297,912 310,066 [2048/04/10)
82 EEMRMBS | 1.0000| 175.252| 182,262 [2049/03/10)
95 (FEMMRMBS | 0.8100|  65286| 67,381 [2050/04/10
98 (FEMMRMBS | 0.9000| 193.491| 200,863 [2050/07/10
111 E2sERMBS | 0.1900|  77.974| 77,389 [2051/08/10
112 ZHMRMBS | 0.3300|  79.382| 79,580 [2051/09/10
169 EEHIBRMBS | 0.3900| 600.000|  605.280 [2056/06/10
Lo R E25:53 NS D S U
Net|& & 2,698,276 | 2,783,487
EBIHES | 1 ’—J LU APLCFR| 1.2320| 500,000| 507.699 [2024/09/25
2 FUSFLYF—9—HD | 1.2300| 200,000| 199,583 [2025/12/11
11 YIRNYD 0.3000| 700,000| 699,862 [2026/06/03
32 WEE 0.3000| 200,000| 199,963 [2026/06/16
7 BPCE SA %% 1.8000| 100,000| 101,762 [2026/07/13
3T(FIAE—-Y—HD| 1.2070| 100,000| 102,263 [2026/09/25
2VYIF YIRS | 0.8470| 200,000| 200.453[2027/05/26
Aflac Inc 1.4880 | 1,000,000 | 1,069,370 [2033/10/18
Aflac Inc 1.0390| 300,000 305,253 [2036/04/15
SABFARISEFR | 1.1100| 1,600,000 | 1.632.606 [2047/11/06)
1 BA4ES240—> | 1.0300 | 2,400,000 | 2.438.244 [2048/09/18
1 T&D 2#FR 1.1200| 500,000| 509.656 [2048/09/23
1725vo%s | 09630 1.600.000| 1.612.665 [2049/04/16
LABBAZMBSEFR | 0.9000| 1,000,000 | 1.000,385 [2049/09/25)
5 A7 VLR 1.8000 | 800,000| 834,423 [2049/12/10
1 ABAEESFR | 1.3900| 800.000| 823.178 [2050/09/09
2 KBAERSFR | 1.5500| 500,000| 518260 [2050/09/09)
7 A F BEFR 1.7400 | 2,600,000 | 2692541 [2050/12/02




2F Vv INVEHET 7R (FOFsH) (EigEEINEREH)
(3) 7Y 3V OBBANRIERS
J— )b E B x
i i ATviE & &% & &
5| &5/
- ~ T - -
n | B REEE SIS — 0

(F) BAEREIEHIET,

Wi EEFEMEDER
202146 51585
% # x
B
= = ¥m @ |k %
FH %
A 105,619.746 9.8
J-L - O-v%. Z0ft 3516.875 32
B ERR 109,136,621 100.0

(¥ SHMERDBRARESVIET,

WEE. 8. TAS LUBEMEROIR
20214 6 B158%5#

A = El H x
(A) BE 109,136,621,420M
J—)L-0—V%F 3.228,566,178
RAHEGHIDER) 105,619,746,210
RINAR 278,397,969
BILEA 9,434,063
ZEAZETELE 477,000
(B) &f& 200,101,500
PR s DG 100,000
eSS 200,000,000
RINEERE 1,500
(C) HEEFER(A—B) 108,936,519,920
TR 97.569,927,775
AR T 11,366,592,145
(D) ZEELOH 97.569,927,77500
1705 Y E4EfiZE(C /D) 11,165H

*HABE (BT B TTAFF90,544,473,170M, BIERHRIDPICS T B BMERETAZERE
11,354,243,848M., EIf#EH)T4%(34,328,789,243[ T,

*YERICHBIF U T —T 7Y RERENRE I DREBTEOTAEG. x4 - Iv/V
VEE D7V R (FOFSH) (EASHERERSEM) 971371420730, iFree
FEHNS5VR431,886,6730. Iv/V - POF 4T - RYR - £—F899,029T

ED
* SHIROFT RO OEEERE 11,165 TY,

WERDIRR
L B2020F6816H E2021F6815H
12 S| E H

(A) BEeFR 1,106,286,026H

REFAIR 1,107,166,119

LA A 880,093

(B) HifiEIssTERG 898,470,073

TR 1,534,019,807

TER A 635,549,734

(C) SIS IFiEm 10,396,700

HY5 & 10,402,200

55 A 5,500

(D) ZDihER A 122,864

(E) HHpiERE(A+B+C+D) 2,015,029,935

(F) AiffigEIaES 8,637,155,558

(G) BHERRE A 444,449,123

(H) BhEst=ERs 1,158,855,775

(1) &5H(E+F+G+H) 11,366,592,145

REREEIRESE(1) 11,366,592,145

(1) BOERBEE . —BRENEORNMES TALDEREZVLV. TAZTOD
Saldflie U, tO35G13 8RS UTRESNET,

(X2) EBNEFEEEBELEF, BIEEELTALOERZVV. TAZ OB
BRELT, LO2HEEAEE L TESNE T,

37



T - Ny IHEZFT 7V K (FOFsH)

27 Ay IEET 7R (FOFsH)
(ERRERERSR)

ERWEE (2IFR)
557 8

(R&H 20215 6HK158)
(fERXISREAR 20206 A16H~202166 A15H)

FMEDHEEEN
*=HT 72 FOEHEBTRDED T, B, BADTEBBICHTH I EBILEL LD
7 & %) 58 | BIBURIE S S 9 - . © For
5 5t B 5 | SR ST IRT - Ay IESET 7 YR s
RE L NEORRE BAMEOBRBMEZS A) (BERERARER) | @ COr0. &7
RGNS A BORBETENE UL
| SUGERETRVWED, [0 T3 To
e mF A~ IREETT— I SEREIDERR R ZE CMEB L LIFE
w0 7| Oy RO 9.
A - A~ I e SHBEH—BOBSNITEH" 5, BEL
RE-T7 IR0 > > ~
i g [z | PO KHI7ZBYPIRTIA D
" JY—-—TJ7RD > N N Daiwa Asset Management
NENFEDF, FEERRORESSNE - HERE FH7 12y RYRY XY MEREA
FHMiimZESHEd, ) HEL, RAIELT. 8 ERFTFLHEXAOHR—TEIE1S
5w 5 o | BIEOREICET 5T L ZBHIC, BB BELEDESE (I—LEr9—)
5| D SEAEMEADKES Z U THE ST TEL 0120-106212
AREULET, 22U, ﬁaﬁ%uﬂﬁﬁb‘ﬁ\gﬁoﬁ%ﬁ‘t (E2AD9 : 00~17 : 00)
[&. ﬁ@ﬂ’iﬁ@btﬁb\ltb‘&%U?@“o https;//www_daiwa_am_Co_Jp/
{TUZ0215020210615¢ <2150>
Y e B
; FTSEERER( 797 .
e Eo# B bk Bhod || e A BHEMRESFOERICONT
' wE | HA2 |8 2| cup (B3| FF L ¥ & &
B | Sme | Eax| © [ Pt @ (&)
EIGIES %|  %| %|=pm =
3mE07E6A159)| 10651 0| 05| 10550| 412 96.2| | 8969 12,000 2,500
CERDIGEGRISE| 10427 0] 221 10351 19| 968] - [20670 11800 A A 5000
SER2019%E6R178) 11,027 o] 58] 10874] 51| 9.4 — 41,961 ' I/'\,\,V‘VV"V N W\\ '
bERANF6AIE] 11532 0| 46| 11.540] 61| 960| - 45331 11600
TERNF6A53] 11539] 0] 04| 11,319 A19] 980]  —[79.803 ’

(E1) BEMBADEERFDEEIAM.

(£2

(x3
(x4
(x5

(6
Cx7

)

FTSEHRERBAYTvYIR BR<BER. AANvY) F. FTS EHFREEA
VIV IZ BRLEER ANvY) ORF—IEHEIC, BT 7V REERE
10,000 UTAMZ By hYRIXY MOEELIEBDTY, FTS EHFREE
AVFvIR ER<EA, ANy Y) (& FTSE Fixed Income LLCIC KW BES
NTWVWBRESHA VT VI XTY, BEIEHIFFTSE Fixed Income LLCORMNEAET
o). BHICEET 5 I NTOMHEF]IFFTSE Fixed Income LLCAHLTWVE T,

BNDOERG. BEMBENORMZZRL T, RFIEZEEOREZRALTY

EED

BHIEIF. IBHIRERTICKVBECH > TEESNZBENHUET . EEED
BYEFEATHIED T —IZERLTHIET,
AHBEBLCEFEYOMEALEF. YYD 7 ROBALERELT 7 VR
N—R(HELCEDESHET

RAEHEA LR IHIA TR (RIRHE) ZREFT.
AEEPL R SRR R - TR R T,

11.400 W/ 1.000

11,200 500

11,000
=
(2020.6.15)

— BEME ()
MEERE (5%)

LilES
(2021.6.15)
— HEEBREBEME (£#)

* HEESEREREMER. HiEE: @Al ZHERICERELICDDEHBL
TEHELEHDT, 77V READRENZR/N T4+ -V ARRITHD T,

* DEEZHREITDINEINICOVNTIEF. BEIHFNTHADI—IICKUERR
WEY (HESEEFNCERETDI-ANDRBVI 7Y REHIUETD) . F/ie.
T7 Y ROBAMMEECKUERREDERUE T, Lch'>T. BB FDEHR
DIRZERTBDTIEH I FR A

WE RS - SRR

B & 11,5328
B R 111,539 (£ER0M)
&= 1 0.1% (DEEAH)

(BRI ERER)

BEEMBEOELIEHER
BEUTVREEDMEDTEIIY A T RABEREBR > fe—AT. BEEDF]
BINANW TS RBREGY . BEMEBEEHSTREEVNERIF U, <b
U<IF BRERBICO\T] 2I8BEE 0,

38



Y ~ » ~ ]
2F - AYIHESE T 7V R (FOFsA) (Bi&HRSIRERER)
; IS s
g g g |2 F @ 8|z an, | AHE EFLY
Al Ak
M % % % %
(HAE)2020% 6 A15 .532 - .540 - 96.0 -
6 Jﬂﬁi .603 0.6 607 0.6 96.3 -
7 BX /61 2.0 /23 1.6 98.0 -
8 BX .689 1.4 .578 0.3 98.3 -
9 BX ./89 2.2 .705 A4 97.0 -
WSES ./86 2.2 .682 2 95.9 -
(IEES 851 2.8 692 3 96.8 -
2HXK .850 2.8 .685 3 97.5 -
2021 1 BX /79 2.1 616 0.7 93.9 1.6
2 BX 466 | £0.6 267 | £2.4 95.9 1.5
3 BX 430 209 249 225 97.6 0.3
4 AR 430 209 241 £2.6 98.1 0.3
5 BX 469 | A0.5 260 | A24 97.7 -
EF)20214 6 B15H .539 0.1 3191 219 98.0 —

(F) HIREEMBERDEEAY. WERIHELL.

BREBIRICOW\T (2020.6.16~2021.6.15)

WB5MESFTR
BHNVESTRIE. SHESBTRLER (ESMMEETE) Lk U,
FEIOF DAV ADBIEKRICH T DBROBBR LI ZEw, E35HG
DBIEPESZINC &L FIRBEDBIRENENDBRFRENEE 21
EREERIFTT. BFFERULEF U,

BEREIRICHIID [SEDERGEH]

mETFUR

[T - Ny IMEEITT—T 7V R] OFHISESMN CRERIPANED,
WxF - ANy IFEHFITF—-T7 VR

SOEEBERESICIREL. REEHURIZEHT DIcHODREANY Y
ZID T EICRY, BEUCPNERDEREGEAMEDBELGHEZHI LT
BREZITVERT,.

HHPANDES (EEZR<, ) OB, BEEICSVLTB B BSHE
LB EE L. WATRBA Y YZTD CEZFHRIC. SEORESFIDIR.
EARE. RAUSEEBULR— NI+ UAEEELET,

RK—b T2 UFICDNT

(2020.6.16~2021.6.15)
mET7UR

[T - ANy IMEETT—T 7V R OFHISEESM CREHIANE LI,
WA - Ay IRHESTT—-T7 IR

SOEEBERESICIREL. REEHURIZEHT DIcHODREAY Y

TS EICKRY . REUINEDER S EEMEDERBRRZHILT
BRZEITVE U
HBANBES: (BEZR ) OBMTIE. BSECHWVTB B B1§1E

SR EE U, WHATREAY V71T CEZRRIC. SEDREEFIDRIR.
ERRE. RBMEEZRUR—bT 3 UFZBELE L.

NYFI—TEDEREICDOVT

LT 7V NIERADFHEEZIFERBEL BRIV FY—IZRITTHEUE
Bho

MUPDTSTME. BT 7Y ROBEMEESEIRNEDEEEROHNL T,

SEEWITERDEMEFTHBOEAZ R I ARNBIEMNE LTBHLT
BIET,

(%)
0.5

0.0
-0.5
-1.0
-1.5
-2.0
-2.5

M

L]
(2020.6.15~2021.6.15)
COE2EffgR [ FTSEERER/VTYIR [R<BA BrAyY)

() BEEMEBADEEREDEEAHS T,

SEEICOVT

SIEREIE. ERMESEMRLT, IEHRERZS BTV REE LR,
BEH. BRH|ICOTXULTCR ERAHICEDTERATECLLREERT,
EARREAOKR (17505Y)
5
B g 20206 H16H
~2021% 63158
SHNEE (Bhddy) ()] —
SRR (%) =
Tl () —
[ SERDINETIST ()
THGEE S N RE () 1539

[HHADUNES] (& [REEREGOESFING] BRU [REEREOEMHEESST

BEER| DONEICTKIALILCEERTI, Ko, [HHOREUS & RS

BE| BRU [DEEREILE] HSDEICKI LR T,

(£2) ARBEIVIETTEY., HHOINE ESHADORNBUN DS HIHEDES (B
#) [CEBULBVEEHHUET,

(E3) JRDESONELEMBALLRGIMORE BhAd) ORRELEME (DEEEA

#H) [CHIDHET, 772 FONGHELFRRUET,

S@oERSS

BETFUR

[RF - Ny IMBESETY—T 7 R OFHiIsES CHEIANET,
BT - ANy IRESIYT—T7 IR

SEEBSRESICREL. BEETHURIEKEHT DIcHDREAY Y
ZI3 T EICEY . REUVCIEHEDEREGAMEDBELGREZDH S LT
ERZEITVWET,

HHANDES (EEZRL<, ) OBFHFE. BERICSVLTB B BgHE
B EEU. HETREBANY IEITS CEZFRIC. SEORESFIDIRR.
ERRE. REUEEEZEEUR— ST+ UAZRBELET,

C£1)

1 30O OEROEH

P
Ji] B (2020.6.16~2021.6.15) Ji=] B D B =
I B I - T TR e
= = o, | 158 X
E B ® H SRl TR SR OISR 11,661HTT,
@ B 2 51) | (0.440) | BIERHNGE, T 7> ROEMEHE 2t BEQEOH A, ATEESOEAEONE
O R E ) EOGTENN . T ek ]
E %2 R IRE e R T
— 0 | 000y | FEERFRE=HERMTOREERL RN RO PSRN
7 : SEETFHNE. BMEASOREOR. FEMMACTLS T4
Gem-27Fo3) ©) | (0.000)
Py —— — ARG = SRR oA TG R SR RO T
AMEEAEG Bl. BMEEE NS DRERL T HH5)(CRIT HRe
z 0o ' A 2| 0015 | ZOMBEM=LiEmHDO L OBRR, SiEmAnO FS S
,,,,, ® = B A M | (0009 | & NPT B RE S BIAZORED L UEEORS - BEDBES BT 28
) () (6.004) &S ROER R oBH
E T 00000 THEONEE BT 5 2 OMOEH
a B 57 4
GE1) BEREDPOER CEEHRONDDDDIFHERESD) (LB, FBNICK > TEHEONICEFHN DB, BEOHMEDEEECLVER UEEBRTT,
(¥2) BSREERFEETECHAXRGZOBAALTHYET,
(F3) SHEFREF1HOHYDZENZNOERSEZ LERPPOFEEEMEE TR U TI00ZRUHD T, I\HRB IR GZLEAALTHIFET,
CE4) HHFANTVBRIY Y —T 7V RSB 2156, TEEEFHE. BMESEE IS LOZOMBERIE. MY —T 7 Y ROASEREDS B, COT 7V RICHIT D EDESHE

9, HHANTVDERERTELS (YF—T7 Y RER<. ) H'H3BE.

SEEOBERF, HSHIREEFHASHI DA CBRZSH T T, S, BHREETESOBIDFTEHR

KEFRICHBIFD [1HOZYOEFADEM] MBS TE2BDICDOVTIE HEA LMD 7Y ROBE] (CRRIBZIEELTHBIFT,

39



2F AV IMEET 7V R (FOFsH) (EigiEasEREMA)
BFEES KUHE I DRR WiERDIRR
PR SEESREIFORE - BHINR MH BH2020E6H16H E2021F 6815
(20204E6 B16BH5202146 B158%T) 5 5 = 7
& E i # (A) BRSNS N 82,370
O B = g\ 0O H|= g SZEFE 1,781
TO TM O TH HF)R N 84,151
24 - Ay IRBEYT—-T77 VR [34,631,720 |41,386,708 6,061,013 7,236,032 (B) BHEEESEES 106.564.510
D) BrREEIRT, M- 151499.501
SSEIE A 44,934,991
BFIEREHRA & DG KRS (C) {Ectimi= A 249,318,481
(D) HEHERS(A+B+C) A 142,836,341
SEREARIC S 1T BFIZRRA L DESIESH D F Ao (E) #iEAEHIESRS 2.,504,090,284
(F) EBNfSSEEERE 8,283,378,605
WA S ERRR (B=F10=88) ( 7.258,767,089)
PIREEEERS (FER1ERIEZEE) ( 1,024,611,516)
" - [ = 5 B = (G) @EH(D+E+F) 10,644,632,548
= 0O |0 [T @ %z lﬁ?ﬁﬁiﬁﬁiﬁﬁﬁ(G) 10,644,632,548
0 0 Es EBEtsEne 8.283,378.605
A - AwIRESYY— T 7 R (38,037,391 (66,608,098 [79,410,174 (FRss1E420) ( 7.258.767.089)
D) BRREIRT, (EEIBR1E1%) ( 1,024,611,516)
SECERRETIS 3.372.789,831
N EaRS A 1,011,535,888
MR EETHEOBR - Al
(Z1) EEliEIc 3 et T RSB SE A S CRRLCh I E T,
202146 B1585RE (32) BIBREESSL &, ENERLSE ihs DERE A, STA% RO EA(E
v T =S BEE LT, FO5EaERES UTEBINET,
i g - 613) WA RE O @R FE [MEHESOHERR (BE) | O8RS
¥ m B | I = o
M %
A - AWIREETY—DF YR | 79,410,174 99.3
O—)L - O—V%, Z0ft 543,006 0.7 BNRESEEOEBRE (K58
IR ESEEERER 79,953,181 100.0 ] [E] a4 Fr]
U 1) BHEADEMABEIET, (a) RELBRBORLENG 868,699,547
(X2) HEREER. HAOBDE N ESEYEESSIEEOMEED & [CIREEER v e
BN BRI L AHENS L~ R CRESE LD, BE. 6 (b) REEREDOHIMESTEE B 0
Dol D Sh ol ey [ mmee
*)L=90. N — SU7 - R)L=84. N 2R IR R= S —
15530, 12917 - IO %=13.22/. 1 XFS 7 - v=5517M, (d) DECHEGRRILE 2,504,090,284
1R—5VR - XO0F=29.454M, 11—0=133.45AT9,

CE3) 2F - ANV IMBESHIY T 7 Y RICHBNT, BEKRICBITINERMERE
9(8?6379;923FP3) DIRESTEHERER (82,641,526FM) ([THWT DEFEF,
7.3%T9,

WEE. 8fF. 48 LUBEMEDINR

2021 6 B1581R=E
| S| El H x
(A) BE 79,953,181,060MH
J—)L-0—V%F 543,006,526
T ANy IRESEY =T 7 R (EHTEE) 79.410,174,534
(B) &f5 149,347,730
RILSEEERAM 148,240,514
ZDtRILER 1,107,216
(C) fuEEFEA(A—B) 79,803,833,330
TR 69,159,200,782
AR 10,644,632,548
(D) ZEIELOH 69,159,200,78200
1705 E4E(figA(C /D) 11,539H

*HIE(CH T DITTAFEE39,307,684,426M. HERHRBPRICHT 2 ENMERETALES
36,135,647,770M., Ef#ITAE$6,284,131,414F9TT,
* HHIROFT RO ) OMEERE 11,539 T,

(e) SHNENRE(a+b+c+d) 10.644.632,548

() nEE 0

(g) FHIRHN I REE(e — 1) 10,644,632,548

(h) REHEROHM 69,159,200,78201

40



RF - AYIHBESET 7R (FOFSH) (BIsMBIRERER)
RT ANy IIMHEEFEIY—-T 7 VR
ERMEE $£78 (REE 202146 H158)

(RS 20206 6 816H~20214F 6 B15H)

A - ANV IMESYY =T 7 Y ROBEARRZE CREPB LU LEFET,

*Z7T 7 Y ROLEBFRDEY TT

2 A 7 | ZEUNEORRCETHEDERGREZHS U CERZTRVNE T,
T E B & N R|GEEESRUES

I A ) PR | MEEREDOI0%UTELET,

K7 EYPIRIA LB
Daiwa Asset Management
K7Ly bYRIXY MR ER

RRETRABXAOA—-TEIE 1S
https://www.daiwa-am.co.jp/

W {ER A DB AE(fRE & RS DR ﬂﬁiﬁiﬁiﬁl:o},\t
(M) Ogsiassmn
12,400 BNEETRE. SHESBO0R LR (ESiRETE) LEUr,
' FRIOF DA ZADBERLKICH T REINBBUIC &P, BSE
12.200 = - ARA BOBENREI N & FEKEOBIIRETRNDHFENSE
‘ WVW Mm\ TEBEERIT, BHIF ERLF Ul
12,000 QHIERHIRICHIFTD [SERDERSE]
' /v/’ SEEBERESCREL. BBZHU AT ZEKRT DIcHDREEBEAY Y
11.800 VAV H/ EITD LK, BE U DEREGEMEDBERELGHEZH I LT
' W ERETVET.
11600 HHANDES (EEZRL< ) OBFFE. BERICSVTB B BEHE
' B EEU. WETEEBEANY IYZETDS CEZFIRIC. SEOREEFIDIR.
11400 ERERE. RPUESEEEBLOR— NI+ UTEEBELE,
' o R OR—hTAUFICDONT
(20’20 6 15) (20’21 6 15) %&E§E1§%|:}£ﬁ U. Egﬁéﬂu 17%1&/Jﬁ§§tﬁ&)®%§/\‘yy‘
T T ZEITSTEICRY . BEUINEEDERESTEMEDEEGHEZHI LT
: FTSERRERII7 /7% BREGLE LI
£ B g | B F B B | eGx gryy) |BHE|E5ED EHANZES @EZR< ) OB BUSHICHLTB B BA51E
BEE|czEy | me x| FE L = Y FE U, TR Y TS T aiiRc,. SEORESHIORE.
=] % % % % EARE. RBUSEEERBUR— NI UAEBELF U,
(#E9)2020% 6 B158| 11,859 - | 11540 - 96.5 - ORYFI—T EDEREICDONT
6 BX 11,934 06| 11,607 0.6 96.8 — HT 7Y RGEROFHOF I FEREEL BRIV FI—T &EIFT TS
7 B% 12,103 21 11,723 1.6 98.4 - Ft Ao
8 BX 12,033 1.5 11,578 0.3 98.7 - HEREADH T 7V ROBEEMEEE SEBHOBEERE.  [HERETO
9 BXx 12,141 24| 11,705 1.4 97.5 — BEEMBEMREDHE] £ ISBIIZE0,
108% 12,143 24| 11,682 1.2 96.4 — SEBHTTERDBNMESTIZOEEZR I ARNIEHE LTEEH L
118% 12215 30| 11692 1.3 97.3 - THUED,
128% 12,219 30| 11,685 1.3 98.0 — (SEODERAE)
20214 1 B&R 12,151 25| 11616 07 94.4 1.6 SEEBSRESICIREL. BEBEETHURIEKET 2IcHDREENY I%
2 AR 11831 £02| 11.267| 424 96.4 1.5 3T &R REUINGRDER S EEMEDEERBREZDHS UTER
3B% 11,797 205 11,249 225 98.1 0.3 EFVNED,
4 BR 11.801| £05] 11.241| 426 98.6 0.3 HHANDES (EEZFR<, ) OBFIFE. BUSEICSWVTB B BA&1HEX
5 Bk 11,847 | 01| 11,260 224 98.2 - PlEEU. HETHRBAY YZTD I EEFHRIC. SEDOREEFDKR. 18
(020214 6 B158] 11,922 05| 11319 219 98.5 — s, REMEsEELR— T UL ERELET,

(E1) BEEERIIHEH,

(0x2) FTS E‘@?‘?(%/(JI?WQZ (Il’;‘& B, ANwY) (& -:E TS ESFREEA
VFYIR FRLHA ANvY) ORTF—I%ZHEC, BT 7Y NREBZE M)
10,000& LTAMZ 2y bYRIAY MASELIEBDTY, F TS EHRER W1 505" OFEHOHE

AVFvIZ ER<BE ANvY) (F. FTSE Fixed Income LLCIC &L EEE BH B W
NTWBESHA VT VIRATY, BIERIEFTSE Fixed Income LLCOAIMWET ————
&), JEHICET 5T N TOERIZFTSE Fixed Income LLCABELTOET. TERESEFEN 0M
(£3) ??0)}5%&(3\ EEMENORREZZEL T, HAEEOOREZRALTL e - A7 aY) )
(I4) BRIEE. ERIRHARIC & YBEICH - TEESN3BANBUET, FED AIMEEESERS [# -
SHIIEE A BT —IEFRLTHIET, ZOHER 1
(£5) MHHEEALERIIHPOESLES EitE) ZRE%d, o
(X6) EEEYHEFERIER-FRIETT, (REBEM) )
(ZDAth) (0)
(EFEE) o8 1
e (1) BRAOEESKUEHECOVCREEIBLTH Y ETEEDHEE DSBS
SEEMBBEDHEICOVT Lo
[E#(fEE - BEER] (£2) BEECEICHRBELBAEALTHYET,
HAES © 11,8590 HAsk 11,922/ R 0.5%
[BEMEOEEHER]

FRELU TV ESDOMED NEEY A FRABRLE G >Tc—H T, EHFDF
BRAD TS REBRE Y, BEMRBEESS ORIV ERY) &F U,

41



XA AvIHEET 7V R (FOFsH) (EiStEIRERER)
ﬁEBJ: VOB DR BEERFTER
Mma # & n o &
(2020F 6 B16EHM 520216 B15HFT) (20206 B16EH'52021FE 6 B15HE T)
= i g | 7t F & = i
FrPAUA - BV FPXUA - RIL 8 i 75 it
s 207,572 75877 & w__E B 8 N
5 FAUA (958 United States Treasury Note/Bond M ITALAN GOV R
- y Note/Bon ERNMENT BON
iEs - 6.368 (FXU5) 0375% 2025/12/31 [P08BT| (151 7)" 2 45% 2023/10/1 [PS5B503
THFT -’ 75 L U(n)_l}ti%sjtja)te%Er;a%rzyéyg/tzeéBond 5 955,958 lLSJmtdEd( States)Treasury Note/ |5 ca0 765
‘ ) 5% e ond (7AU%) 3% 2049/2/15 P07
HFS Hh5 T 150,150 ( - Italy Buoni Poliennali Del Tesoro 5714829 SPANISH GO\/ERNI\?\ENT BOND
e ( o) (rou7) 45% 202631 P78 o) 275% 2004010731 [PB23
—AMSUZ - RV |[FA=AKZUT7 - BL Italy Buoni Poliennali Del Tesoro |c 10 g | United States Treasury Note/Bond
— 66,000 66,689 ((5U7) 3.75%2024/9/1 12009 (X1 0625% 2030/5/15  (>105809
) ( _ Province of Quebec Canada 4,870,081 SPANISH GOVERNMENT BOND
SN ey CTEY] (F) 1.9%2030/9/1 (87008 "2 >) "1.4% 202874730  [POP7Y]
5 SIS 27,186 (00 |T(éru;5 G)O\qugl}\/\Eg;’oe%l\}? 378074 | 'TALIAN GOVERNVENT BOND |, 412 o
7) 1.65% /00 (49 U7P) 0.95% 202 443
- _ - BRITISH COLUMBIA (175) TREASUR}Y)CORP \/|CTOR|3A/3(/2IE
] ‘ (2122 1.55% 2031/6/18 PO77148 | 2 NS07) 1.5% 2031/9/10 2210564
FAFUZ - BR[| FAFXUR - KRR United States Treasury Note/Bond |5 ¢ 35 g-q | AUSTRALIAN GOVERNMENT BOND
— 14709 - (PXUR) 1625% 2031/5/15 22879 | Gr—2 R 5u7) 25% 2030/5/21 (2046078
s ( -) U(n|tidUS7t]a)te%Erzegs}urzyoglgﬁgﬁgnd 3,136,488 A(USTRALIAN GOVERNMENT BOND 1894.847
) — 7 625% 120 F—ZR5UP) 175% 2051/6/21 |27
SRUZ | s - 1-06f) ONTARIO PROVINCE (7 |, 429 70: | ITALIAN GOVERNMENT BOND
— = 5) 2.05% 2030/6/2 872701 5u7) 06%2023/6/15 |03
&S 1.871 ( 5 (1) 2BEFZELRE BBEUFIEFSFNTBUFEA) o
FA01—7Y  J0—% [FAD1—FY - J0-X% Vr2) BRI
2017 | i - /7081 WA AERMR
( - =' 2\ 1= (SEre
R SR 07 FR—SUR 207 () HE GHERB) D& (BE3)
K-SVt | s 39,153 - — - - z
' ( -) 5 i 2 0588 | BEHRRIEA L
— XK »HlEam=a —{ A £
- n F1—0O :Fzﬂéglj NEREE | PERERE B ;E)&tg SELLE | 250LE | 26KE
S | B 10,961 857 F7 X070 [l [F7AU7 - b T %] %| %| %| %
( FXUAn | 231,266| 233430[25703016| 31.8| —[10.3]21.1
— - 1.26 \ 3[21.1] 04
G FTai-0o [ ML FATS - R
8., |emms 12,374 70,099 hFs 172,000 | 173323]15716972| 195| —|189] 06| —
( - A Y
F1—0O F1—0O #-2p5U7 29,200 997| 2,801,840 35| -] 31| 04| -
(1,(_%7) s 151 358 ( 89,164 P Hﬁuzzd%g FAFUZ - RYR
3 . _ , 19,894 | 3,091461| 38| -|31]| 07| -
F1i-0O FI1—0O __ [Pror7y-90-2 o5y 90-

P s | vaessr | ez | e SGLob e aop ool -
(1) SRIBELRE BENTHISINCBITOA) R Tt I I I I I
(¥2) ( INBEBICEIHLHT, FRONPICESENTHY FA. [Fit=5u4. 207 [FR-57K - 205
(E3) #HESICRFHAPOENLES @RES) F3FNTHYFHA. M—ovR| 400001 38376| 11303501 14] —|14] -] -
(E4) BEFRBBYHET, Fi-o| Fa-o

J—0
R — P 4,800 7551 ] 1,007.750 | 12| —| 12| 01| -
(202046 B16815202146 81585 T) 1o | TTOp oo
- - - = - = 5 oY) 11,000 10595 | 1.413957| 18| ~-| 18| -| -
. * FRENE R A B | FenE R A & T i s
e i e s Tt ) 12,500 16,115 | 2150559 | 27| | 27| -| -
1)%?5;6%3?% i 1,716 1,727 2,865 2,864 Fa1—-0O Fa1—-0O
&) ﬁﬁﬁ%géﬁg% Gonpy| 169.500| 189542(25294.442| 31.3| | 90(224| -
F1—-0O| Fa-0O
Eot 1,000 1041| 138970| 02| —| -|o02| -
e 198,800 | 224,845(30,005680 | 37.2| - |146(226| -
& &t = —[79529,186] 985| — [51.6]465] 04
(1) HEREERI, PROHMZHBESEYEETEHSOMEZ D & ITRERS
 BRNEDISESECEBEENBL— N THERELLODTT,
(E2) MALER, MEELEICTY DHEEDIS,
(23) FESH. FMEOBMFBETIET.
Gx4) Z?ngas%gfg%ﬁuDut(;ﬁmﬁﬁﬂy%|§$ﬁ sERRTE L) F—5
(2) NE GVER) D& (E87FR)
z E;
; EN
X 2 #® | wlE Al kB E e #lpa fi L.
~ . ?Uﬁim j}‘ BN EEXIETGLET REFRH
_ 7 U F7*UA K
FAUA United States Treasury Note/Bond & 5E 2% 3.5008 1,000 15_;; 135 2:0'32 2039/02/15
United States Treasury Note/Bond & & Z 2.0000 17,200 16,468 1,813,325 | 2050/02/15
United States Treasury Note/Bond & & 0.3750 75,000 73,906 8.137.844 | 2025/12/31
United States Treasury Note/Bond & 5 % 1.8750 6,000 5,765 '634.795 | 2041/02/15
Un!ted States Treasury Note/Bond & 5 0.5000 55,000 54,400 5 990’039 2026/02/28
United States Treasury Note/Bond & &k = 1.6250 32,000 32,366 3.563.829 | 2031/05/15
Mexico Government International Bond & 5 2% 4.0000 216 234 25.823| 2023/10/02
Mexico Government International Bond & 5 25 4.5000 2,000 2,268 249,753 2029/04/22
JPMorgan Chase & Co H & 2.3010 1,000 1,046 115.213 | 2025/10/15
Wal-Mart Stores Inc i OfE %] 62000 100 147 16,264 | 2038/04/15
GlaxoSmithKline Capital Inc t & 3.8750 1,500 1,718 189’224 2028/05/15
ESBC? USA_InC H E 3.5000 300 ,326 35:920 2024/06/23
I\/\reetLligeAI%rchOle SA/London T fi z5 3.2500 1,000 1,075 118,437 | 2024/10/04
e e #t fi 5 3.0000 300 323 35,621 | 2025/03/01
oft Corp it & 2.4000 1,000 1,068 117,642 | 2026/08/08

42



T Ay IRHEET 7V R (FOFsH) (EiSHERIREREH)

E] H HES
X 5| 8 w | R R s s s ot T L
% [F7AXUH-RIL [FPZAUB-RIL FH
International Business Machines Corp | ¥ & 35 3.3000 1,000 1,104 121,573 | 2026/05/15
American Express Co T BE F 0.7885 1,500 1,513 166,613 | 2023/02/27
BNP Paribas SA t B 4.3750 2,000 2,228 245,388 | 2025/09/28
Exxon Mobil Corp t & 2.2750 2,000 2,123 233,781 | 2026/08/16
Mitsubishi UFJ Financial Group Inc T B 3.7770 1,000 1,103 121,455 | 2025/03/02
Mitsubishi UFJ Financial Group Inc S I 3.4070 2,000 2,150 236,751 | 2024/03/07
Boeing Co/The H & 3.1000 2,000 2,130 234,602 | 2026/05/01
Sumitomo Mitsui Financial Group Inc | %t & % 2.8460 500 507 55,890 | 2022/01/11
HSBC Holdings PLC S = 4.3000 2,000 2,268 249,795 | 2026/03/08
Bayer US Finance Il LLC H E 2.7500 400 400 44,128 | 2021/07/15
Shell International Finance BV t & = 2.3750 2,000 2,116 233,005 | 2025/04/06
McDonald's Corp T & 3.8000 1,500 1,694 186,581 | 2028/04/01
Caterpillar Financial Services Corp T BE F 3.3000 650 704 77,535| 2024/06/09
John Deere Capital Corp T & 2.2500 2,000 2,114 232,803 | 2026/09/14
CITIGROUP INC t & 3.8750 500 551 60,713 | 2025/03/26
CITIGROUP INC t FEm H 3.8870 2,000 2,233 245,897 | 2028/01/10
CITIGROUP INC t & = 3.2000 1,500 1,632 179,730 | 2026/10/21
BANK OF AMERICA CORP. S = 3.5930 3,000 3,309 364,360 | 2028/07/21
Wells Fargo & Co T E 4.1250 200 215 23,7511 2023/08/15
Wells Fargo & Co ES A = 4.1000 3,000 3,382 372,499 | 2026/06/03
MORGAN STANLEY [ 3.7500 200 211 23,277 | 2023/02/25
MORGAN STANLEY t Fm F 3.8750 1,000 1,119 123,304 | 2026/01/27
GOLDMAN SACHS GROUP INC. S - 4.0000 200 218 24,010 | 2024/03/03
GOLDMAN SACHS GROUP INC. & = 3.5000 2,000 2,178 239,819 | 2025/04/01
BPCE SA T B& 3.3750 1,000 1,104 121,668 | 2026/12/02
BPCE SA t & = 4.5000 1,000 1,105 121,737 | 2025/03/15
ABN AMRO Bank NV H & 4.8000 1,000 1,140 125,559 | 2026/04/18
Mizuho Financial Group Cayman 2 Ltd |t & 25 4.2000 500 519 57,236 | 2022/07/18
s BRE SRR i
- 28 231,266 233,430 25,703,016
FHFS-RIL| FAFS-RL
hrs Province of Quebec Canada ih 75 1& 5 25 1.9000 58,000 58,105 5,269,012 | 2030/09/01
ONTARIO PROVINCE i 75 & 5k 25 2.9000 26,000 28,293 2,565,650 | 2028/06/02
ONTARIO PROVINCE i 75 & & 25 2.0500 34,000 34,398 3,119,284 | 2030/06/02
BRITISH COLUMBIA ih 75 1& B 25 1.5500 44,000 42,243 3,830,602 | 2031/06/18
Province of Alberta Canada ih 75 & &k 25 2.2000 5,000 5,242 475,380 | 2026/06/01
Province of Alberta Canada ih 75 f& & 35 2.0500 5,000 5,040 457,040 | 2030/06/01
s [ BRE o] ol .
R g 172,000 173,323 15,716,972
FA—ALSU7-RIV [FA=ARSU7- R

FT—ZAKSU7 JPMorgan Chase & Co t & = 4.2150 2,000 2,250 191,050 | 2029/05/22
Standard Chartered PLC H B 2.9000 2,000 2,105 178,772 | 2025/06/28
AT&T Inc t & = 4.6000 2,000 2,323 197,313 | 2028/09/19
Credit Agricole SA H & 4.2000 2,000 2,173 184,541 | 2034/05/29
Societe Generale SA t & = 4.7000 1,000 1,125 95,567 | 2028/09/20
Societe Generale SA T ' 4.8750 2,000 2,234 189,711 | 2026/10/13
Barclays PLC T & 5.2440 2,000 2,356 200,056 | 2028/06/15
Barclays PLC S 4.0000 2,000 2,194 186,340 | 2029/06/26
Lloyds Banking Group PLC T & 4.7500 2,000 2,314 196,488 | 2028/05/23
Verizon Communications Inc T BE F 4.5000 3,500 4,021 341,456 | 2027/08/17
Apple Inc T & 3.6000 1,400 1,567 133,090 | 2026/06/10
BPCE SA t & = 4.5000 3,500 3,993 339,079 | 2028/04/26
VODAFONE GROUP T B 4.2000 2,000 2,252 191,225| 2027/12/13
AusNet Services Holdings Pty Ltd Ht & 4.2000 1,800 2,086 177,145 | 2028/08/21

s BRE o o

il S 29,200 32,997 2,801,840

FAFURRYR FAFUZ-RYR

14FUR United Kingdom Gilt & 5 2% 0.3750 8,000 7,714 1,198,678 | 2030/10/22
United Kingdom Gilt & i ZF 0.6250 7,500 6,316 981,555 | 2050/10/22
BNG Bank NV % O E S 1.6250 2,500 2,621 407,277 | 2025/08/26
Cooperatieve Rabobank UA T B 5.2500 1,500 1,808 281,018 | 2027/09/14
Aegon NV T & 6.6250 200 344 53,526 | 2039/12/16
InterContinental Hotels Group PLC H & 3 3.7500 1,000 1,090 169,404 | 2025/08/14

s [ BRE o]l o o .
i k- ] 20,700 19,894 3,091,461

FAUI-7V-70-% FADI-TY-J0-%

AVI—=FV Lansforsakringar Hypotek AB H ' 1.2500 60,000 62,602 827,601 | 2025/09/17
e | BRB| WA o o .
7 | & ] 60,000 62,602 827,601

FXAFD RV [FAFYI-RY

XF¥3 Mexican Bonos & 5 7.5000 43,000 45,719 252,263 | 2027/06/03

s | BRE____________________mml | | ol ...

il - 43,000 45719 252,263

FR—>YR-Z0F [FR-5 R 207

K=K Poland Government Bond [ERE 1.2500 40,000 38,376 1,130,350 | 2030/10/25

s | BWE______________wml [ |l ...

B e 28 40,000 38,376 1,130,350

F1—0O F1—0
1—0 (F5%) | NETHERLANDS GOVERNMENT BOND & 5f 2 2.7500 4,500 7,238 966,028 | 2047/01/15

43



2T AV IHEST 7

VR (FOFsR) (EfsHEIREREM)

E| H HES
B 5| 8 w | R R s s s ot T L
% F1—0O F21—0 TH
BMW FINANCE NV t B 1.0000 300 312 41,722 | 2025/01/21
R 2881R
BN | g T 4800 7551 1,007,750
F+1-—-0O F+1-—-0O
1—0 (I5V2A) | FRENCH GOVERNMENT BOND & 5E 2% 0.7500 6,000 5,697 760,312 | 2052/05/25
FRENCH GOVERNMENT BOND & 5E 2% 0.5000 5,000 4,898 653,644 | 2040/05/25
T ] E———— e | o
- 11,000 10,595 1,413,957
F1-—-0O F+1—-0O
1—0 (ARAY) | SPANISH GOVERNMENT BOND & 5k 2% 0.5000 5,500 5,621 750,137 | 2030/04/30
SPANISH GOVERNMENT BOND & 5 =% 1.0000 1,500 1,361 181,634 | 2050/10/31
SPANISH GOVERNMENT BOND & 5 4.7000 5,500 9,132 1,218,787 | 2041/07/30
Y T ——— W] o
T l® ] 12,500 16,115 2,150,559
F+1—0O +1—0O
d—0 (49U7) | ITALIAN GOVERNMENT BOND & i 2.0000 1,600 1,745 232,903 | 2025/12/01
ITALIAN GOVERNMENT BOND & 5k 2% 2.4500 12,000 12,772 1,704,530 | 2023/10/01
ITALIAN GOVERNMENT BOND & 5 1.3500 6,000 6,382 851,792 | 2030/04/01
ITALIAN GOVERNMENT BOND & i =5 0.3500 2,000 2,036 271,714 | 2025/02/01
ITALIAN GOVERNMENT BOND & 5 2% 1.8500 7,000 7,544 1,006,789 | 2025/07/01
ITALIAN GOVERNMENT BOND & & 5 0.9500 18,000 18,476 2,465,683 | 2030/08/01
ITALIAN GOVERNMENT BOND & 5E 2% 1.6500 27,000 29,359 3,918,065 | 2030/12/01
Italy Buoni Poliennali Del Tesoro & 5 % 4.5000 36,000 43,637 5,823,459 | 2026/03/01
Italy Buoni Poliennali Del Tesoro & 5k 2% 4.5000 20,400 23,048 3,075,772 | 2024/03/01
Italy Buoni Poliennali Del Tesoro & & 35 3.7500 39,500 44,539 5,943,731 | 2024/09/01
e | BRE oEwml | o o .
= 28 169,500 189,542 25,294,442
F1—0O FI1—-0O
1—0 (ZOf) | International Business Machines Corp [# f& 25| 0.9500 1,000 1,041 138,970 | 2025/05/23
e (R E] ___ BAl ol i i
T E el 1.000 1,041 138,970
s B R A (2 O A OSSN SSSSSS S B
R - il 198.800 224,845 30,005,680
P Y I QOB |l
& R 79,579,186

(X2) BEETHE. HHEORLREIEUIET,

(E1) HEREDET, BPRONHDZNBEEEYBETEREOMEEZ & (CREGERRNED BSEHECIIVELIND L — b THERELILBDTY,

WSS EDER WiERDIRR
20215 6 B1581RT HH B202066816H E2021F6815H
= = Y ] ES ] B E ]
a 5F i % | b E (A) EEEEINE 1,193,355,896H
TH % SZEFIR 1,194,201,369
UNSKE 79,529,186 96.2 FOHINES 161,700
O—)L - O—V5. Z0fh 3,112,340 3.8 SRS A 1,007,173
REISFEIAEREE 82,641,526 100.0 (B) BiliErs==ians A 986,867,560
E%; Zv?ﬁggg(ﬁfﬁi%ﬁ%%ﬂ'sgém EFZIREDMEED & ITIREETER il 8.067.710.470
x {5 . R IERBEYEIETERS B CIREIEF Z=emia
Abrio=on2 WS il s siexan N Pri=t=| A 9,054,578,030
Ao e B Lt l;ﬁé%%ﬁﬂﬁgi%fﬁéé e (C) FeIANG |5 RRE A 37,648,723
RJL=90.68M. 14—AKrSUZP - R)L=8491TH. 1A4FUR - RV R= BY5 % 3,275,552
15539, 1291 —7Y - JO0-X%=1322M, 1X4FY 3 - RY=5517M, EVE]L:E] A 40,924,275
(23) MR D AR (80570090513 o B FE R R (D) ZOHEEIF A 5891481
B 826415267 [CHY BHER. 873% 74 CommE R (E) HERIEMS(A+B+C+D) 162,948,132
(F) piEfGRiIE RS 7,317,095,098
WEE. 8. TASLUEEMBEOIRR (G) BEERE £~ 1,250,771,358
20215 6 B15HIR®T (H) ENfSEEEERE 6,783,401,699
1B B E| i = (1)BEHE+F+G+H) 13,012,673,571
(A) BE 161,095,048,254/9 R (1) 13.012,673,571
. O—> : WEERSCE, —BROOROMEE ST =g\, T
DAL (EFTER) 79.529,186.307 (E2) ENEREERS S . BNERSE AL OREEN. TAETOSEAE
SN 78,494,090,967 BEEUT. LO2BaEHEE LTMBESNE T,
ENIGIS 366,778,990
BILERA 74,902,531
EAZFTEHE 206,491,639
(B) &f& 80,377,126,035
KihE 80,376,605,035
KILEEE 521,000
(C) fHEEREEA—B) 80,717,922,219
JTAR 67,705,248,648
REREHIE S 13,012,673,571
(D) SaEtEO 67,705,248,6480
1 B0Z ) B4(fHEE(C /D) 11,922

*HAE(CH (T B ITAEAF39,360,530,118F. HIEREARIPICEH T 2 BMRETAEIF
34,774,632,799F. [EfRHITTAEE6,429,914,269FC T,

FBHAKRICBIFRETY —T 7Y RERENRE T DRESTDOTARLS. 24 - \vY
IR 7R (FOFsH)  (EMHEIRERER) 66,608,098,083M. WE? 517
VR OMERIED P VR (1 ERER) 852,118,160, WEF7SA 7YX el
£T7UR (F20REE) 244,185,800, D=L - FIF 4T - KUK - F—7F
Y (RBANvYIHY) 846,605 TY.

s BEIROFHROMZ ) OMEERE 11,922 T,

44



LM TSV TFT4 DA UNEEST77 VR (FOFsA) (EREBRERER)

OHT7 U FOLEMEAIE. RDEY TY,
B = o B [EmERES BN EE |
E & 5 M|[EHR |
A ﬁ|itE$€%<ﬂﬁ®ﬁ&Etﬂﬁéﬁu\E%M
= T EohESMMERELBEL GERAETVET,
TLM = IS5oT 474 U5 ERE
LTy R||&IY—T7UR] BHAKEE
ERARELELETS,

LM-T307404Y 1na$§%<ﬂﬁoﬁﬁﬁ&1|
NEEFYH-T7VF || ERERMRLLET,

BEA~NOREREINEE. EAMEOMEERED
5%URELET,
NEBEE~OEERERNEICF., FIREHTFE
Ao

ABEFHOANBRUTYUNT TOFERIIANYPH
MICBRELEEA.

RER (RAIELTHBE3AIBA, KAERDBEE
S B OA || BEER) T, REMBKESEHEL TNEOS
BETVET,

TRERAMR

M OA & R

W EICBE T 2 BEAE DY
Ly e A4 0 Ty b v x VA2 MESH
BHA&DERED

EahE S 1 03-5219-5947

LM+ 7907494 /5

(FOF s i) (Eikmane

| ERARSE (24 |
E78 REBR 202143 A15H

— ZREDHGLIEN —
EFRITHBI O DA L HLB L R ET,
ST, LM 77T 4 U UHEERT 7 R
(FOF s fl) Guts#BIRE&E 38 M) | 1%, 2021
E£3AIAICHE THORFEITNE LZOT, Hf
OFERI & USSP 2 T B L B £,
S%EL—EOZEFEGY ETLOBECEL L
FET,

LuJ-AL)2 - TEIMIRIA MR H

T100—6536 HULHTFREXILON—THSH 15

Lyd ALYy Ty b 3xTA0 EREH (SRIEREG
%(E BEUERE (£8) £4H18) X759 - )Y—YX -
AV BRTOEEERRILTY .

https://www.leggmason.co.jp

O 5 HiNEREME
B0 | e [REATH T | fh | B | 5 5
)| W % | v e

M [&] % % % =Pl

3 (201743 H15H) 10,911 0 1.0 95.0 — 10, 697

4 4] (201843 H15H) 11, 365 0 4.2 95.8 — 6, 868
51 (2019453 H15H) 11, 216 0 A 1.3 96. 7 — 9,153

6 ] (20204 3 H16H) 10,712 0 A 4.5 99. 0 — 9,819

7 #1 (20214 3 H15H) 12, 806 0 19.5 94. 9 — 10, 984

(8 %77 v RFBE&ERAEANE T O T, MEREALE] MEREHILE] X
KERAFLR L THY £,

(1) e SR B VA TSR — 58 0 T LR,

(1) TR BMENTNDIRF~v—27%T, Y77 RO Y A7 Fitk & EfEICR
e DIEEEN LY - BTz BURTIE, U7 7 > ROIGEEL LU A 7 Ktk
EREEORY Fv— 7KL LR LTEY £HA,

O EEMEE & TR FOHTS

® n B koo# 1 i;f 1% %

W v | MOA e R|E W R

€'/ =y ! % % %

20204 3 16 F 10, 712 — 99. 0 -

B ES 10, 802 0.8 96. 3 —

4 AR 11,045 3.1 95.9 —

51K 11, 503 7.4 94.8 —

6 HAK 11, 660 8.8 90. 2 —

(:ES 12, 020 12.2 94.3 —

8 HAK 11, 980 11.8 91.7 -

ERES 11, 863 10.7 95. 7 —

JILES 11,825 10.4 96.0 —

B:ES 12,238 14.2 96. 1 —

121 % 12,434 16.1 94. 4 —

20214 1 H K 12, 434 16. 1 88. 1 -

2 AR 12, 555 17.2 95.2 -
€S

20214E 3 H15H 12, 806 19.5 94.9 -

(1) W%,

() Y77 v FIZBEEEREMANETO T, MEHRMALE] MEREMILE) X
FHLREZLRM L TB Y £,

(1) BEREMHRIT VR TH R — 78 0 /TR,

OERZiE
. o O EEMIBEEDHR (20204 3 J1 17 ~20214 3 1 15 1)
() (HE7H)
13, 500 40, 000
13, 000 35, 000
12, 500 30, 000
12, 000 25, 000
11, 500 20, 000
11, 000 15, 000
10, 500 10, 000
10,000 - 5,000
9, 500 | | | | | | | | | |
2020/3/16 20205 W7 AWS WA 201

]
2020/4 2020/6 2020/8 2020/10 2020/12 2021/3/15

— (A () —— HREEREEE (h)
MBS (i)

10,7124
K 12,8061 (BEfAEC4A (BLiAZ) @ OFF)
PR 0 19.5% (&g ~—2R)

(1) Sl i B BRI, olidd: (BUAZ) 2 0BURICHBRE Lo bO LR LT
L2 b DT, 77 v FERAOETNR AT 4 —v o 27T HDOTT,

(1) yiic i Bl SEEARIT . 1 (20204 3 16 H) OEASEHEAAE & 7] — & 72 5 &
SITHRBIL L TR £,

(1) ERopvRE, NERUUTH 22 I A L TRR L TR Y 9,

OREMBNELLEHER
BHADY T 7 RORT p—v A (JBHE) IT7T72L0ELE,
AR TR MR L2 2 SITx, AN T 7 A L0 LT,
HRBIEICOVWTHL T T AL E LT,

B zEaEs (20207 3 H 17 ~20214 3 H 15 1)

YHOKRERE TS, EEMERIE Y 2MET (fitiE LR 5T, hE
IIGERIEN D 1 ES (fifsiE T7E) s L7

O, F = 0T 7 A L ZAORRGEHISANRR Y | RSSO TRWVE
EAME ST LD, HRAESEKG E 2o, REVIMETFLE L, £
DL, W —E—RORM L 20 £ Uiz, REEENBRIEAICHE L2 &
F FIEID O ERERE 22D F Uiz, —J7, KRERUEH E P ES (FRB) (T
LD EmBEMPEILT 2 L ORI BN -7 Z L1, Rl ORTERE & 72

45



LM TSoT474 058 EE% 77K (FOFsH)

DELRE,

WX, il aa v A N AOBYPERFEE . KE R OEIE S E
L EDRITBIEN -T2 Z & ENS, FEID ITHHECMUETFTLE L, Lol
FO®%IT, FMaa T IA AT 7 F OB ER, BRFETETOFREAN— X
BIEST D EDORTTBIRN-T=Z & EnG, FlBl i EFLE L,

WokE, V7 FrEMLOMSREEY . RFESHOEFLNER L O
RGBSR o722 &R0, /SA T VB X 2 BMERARIC L 0, EEE%
OBRNBIEN o722 Ll Enn, FlEVIZ ERH LE LR,

o KE0FERFIE Y DTS

B (D T — b7
1.

1.

1.

0

0

0

0

0. | | | | | |

00
20/03

20/05  20/07  20/09  20/11 21/01  21/03

LI OWINESR TS, FEY 28 BAUE L,

WO, FH 2 v )T A L AORRYERIZHE S SRS ORELZ 5T T,

FIEIIFEE T3 DR L 220 £ L, ZOROFREOEE b WRER & 72
D E LT, BONRHEOMATE T 2 REIENER S DT, FIEID IFET
LEL, UL, BEE (BU) OBINEEEMFMa o) v A LA TED
ANTZREE & XA D T2 DDA 2 P & LTERGEIIE L AR L, B
KN THASND EDORITBIENR L L, FEVIFEFLELE,

oM, BRNEETER 2 a0 A LV ZAOREYB LR L, B TEE) &
HIRT DB E DB OIRNR 722 L2 b, FEDIMETLE LT,

OB KA T B T COMESLR OB B K EFEERIEY 25 1
A LT, FAYOEBRFY & EALE LR,

(%) R4 V10EEERE Y OH#HE
e I (1  E ey Vs
—0.20
—0.30
—0.40
—0.50
—0. 60
—0.70
—0.80F------"—"—"——“—“—“—“—“—“———— - - ——— - ————
—0

90
20/03  20/05 20/07 20/09 20/11 21/01 21/03

BHIOK B - PRSI, K Bvm - (2L e ) £ LT,

ORI, B a2 v T 0 A L ARGAER O R C i 5 O RELA 9

K IR C BRI T D IEIA L 7200 % Lic, ZORIE, KERGHHE~
DYRIEHHRIA K LY - MECHHER L 720 % LT,
BT, KRR O RIMLBLAA KA > 72 = & %o, KERAFEEO

BANERSNZLEns, KEVEHH T REOE VR & 20 £ L,

Wo®IE, KEICBT B a0 T A L ADRPENFIER L2 2 &R0,
FRBIZ & % & ffE M OB HULBI A RIBNZ L2 8 n K RA5ED - FHEN
BROREANEE £ Lz, L LZEORKRIL, A T U HBHE T COMBE L
KOBED S REEGERE Y S EF L2 b, Kk FAE N - {520 R
TRED F LT,

) KB/ FBSOHRS
112

110
108
106
104
102

e (T R A2 |

20/11

98
20/03  20/05  20/07  20/09 21/01  21/03

(B HEERERER)

Yoz —no - [HRGIE, 2—aE - L LR0 £ L,

HIOFREE, B = a7 A L ADREGNEK % % RS A RIS T
HL, BEFEOV AT ERERBRN R E T2 LD, 22— IR TFHELE
Lz, Z0%b, BINBREORATE KT A RBAEN BRI ND P, =2—n
IR T EEOEVER &/ £ L2, BONEERIC K 2EEHEROAR
TR EEZF T, BINEEN T ENDEORFNERD L, 2—mE I - [
T BESR LD F LT,

HWOEE, BINEBES ORI GE 250 T BRINO SRR ARSI
WEDEDORITBENEH, 2—aIMATEFLE LR, LHLEDOREIL,
BRI T OB 1 F 7 A )V ADREGFIER 250 T RIS O ST & Eoek
MWIRIN ST L7 Ent, 22— I3 T EEOEWER &0 £ L7,

Wo®1E, BN TOBR 2 1 F 7 A ) A DREYPERI 6 2 AT ARER
Loo, FRanFIANADT 7 F U ERE~OEIENEED . U R 2 Ak
BERFO N EnD, a—m B - [5E0 MR L 720 £ Lz,

) :L-—-EJ,//PH$515%031*E*§
135

130
125
120

115

R e -1
(H‘jfﬁ) &“’éﬁéﬁ%%‘

20/11

105
20/03  20/05  20/07  20/09 21/01  21/03

| EEEP L Pk (20203 117 F ~20214 3 15 11)
W77 R, EIZ LM 7705 4 U4 HEER~—7 7 K] %
WREFEA~OEE 208 U T, £ HARZ R RO A I FFEMICEE %175
ZEICk Y| EREMEOTREMIAEA BIE L CGERIZED TEWD F L,
BAERFIC BT, FALE LT 1AL, EORAF BB A & B i k% (BBB-/Baa3 L
b)) OEMBAMATAMSESRE, &5V IS T AER 2 Lo L EH
FHVEIWTT DA IC G L TR £, UHoEIZ Y- - TiX, mEES
FEZRLETHEM AL o A ZfkE LE LT,

. N (20204F: 3 417 0 ~20214F 3 A 151)

B O & FE LTIE, SEEMAEE A ORA R OF IS Z R L, LA
FOEY & SHETWelZ&EE L, s, DESHEICTEY Lo lFlagico
T FE LU TUHMBFFEMPETICHEE L, EHOEATGEHI LS ZER 2T ET,

OREIREDAR
(BAZ : M, 1 %720 - BliAA)
57 H
5 E 202043 H17H~
20214E 3 H 150

4 HA Sy i 4 —
e FEHEA AR L 3R) —%

LD ILLE —

LI OYL LIS -

ARy Bl o S 3, 425

() R REVEMALL RIS W EL G (BUAA) OWIRIEEMA (SYELEIAA) 1T 2
RTHY, 77 FOWGRRLITRRY 9,

(1) MO, M ONE LM/ EUR LTS T TR L TV 2 0GRt 4 115y
Fldl —BLARWEaErH Y £,

O% % OBRAA S

Y77y Rid, BCARERSEROAMAEIRKET L7 7 RTT, 4%
b MHAEFOEHY 27 &F)Y A7 HITEE L >z woE L, IS
HELTWLFIETT,

46



LM JSUF4 DA VNEES# 77V K (FOFsA) GEREEIRERER)
O1 /A=Y DEREM (20204 3 178 ~20214 3 A15H)
£ ) .
TH 5] Y T H H %) 1% 9L
&} %
(a) 13 B b Bl 49 0.417 | (a) {5 FEHRB = 197h o> 1 FEHEAE X (5 FEvRIH ==
B F = (44) | (0.367) | ZRE LB L OEHO%HM
Wk 7= =t (3) | (0.022) | zfhEMAME EEFREEFHOLES, OHENTO T 7 ROBH, AL ORI O 3
(% F = b (3) | (0.027) | EAMEDEI, HI524H0 0 OFRM O FAT ORI
by = o M % A 10 0. 082 (b) & DAt = D2 DA #e ] - Hivh OS5 45 ke 13
M & & M (6) | (0.048) | fREZHIL, MESMTIIT B IRESRITEICSA 5 AIMFESEORE L OB OEAE - BREOBIEICE T 2144
(= == % M) (1) | (0.012) |EETEMI, EAEENECKL) 77y FOBEEIRLIEN
(Fy W % %% ) (1) | (0.008) | FIRISEEAIZ, FIRIZEE SIS 9 IE T OER. BRI, 22615 L OVR IR 2 2 A
(Z D fit1) (2) |(0.014) | =er T ERFICRLBEOIIN
& at 59 0. 499
P o SRR EMEMR AL, 11, 8631 T,

() Grho® il GHEBEDD )5 b OFHEBELET) 13,
(1) AEFIHE Z L ICHRBIIME AL TH Y £9°,

(1) Zofth# A,

D7 7 v RBMABANTO 2 BEEEFEN AT @HD 5 b,
() AT 1 TR N0 OZNENOTAEE (MRMOMEE GTe) &2 HH O HEERA TR L T100& R Uz b 0T,

BN - AT &0 S ARHE D BRI

EER D DT, fHHEEIC L B LR T,
BT 7o RICHIET 2 bDEERET,

HA 2 &/ NS SAARMIIIE LA L TH Y £7,

OFERUHEIDRE (20204 3 B17E~20214 3 B158) O¥E. Bff. TARUEEMEBDIKGR (20214 3 A 158 5%E)
B suaeazsEsons. BoRe = RN R R
o " E & fift # (O%-7:3 11,001, 970, 505
’ 5] | & K YK #H LM« 777 4 74 VREEE~F—7 7 K G 11, 001, 970, 505
T FH Tn TH (B) &f& 17,312, 503
LM-75 25401 RILE FERH 16,511, 387
e L T | 5,947,983 | 7,454, 680 | 6,563, 269 | 7, 653, 333 » 511,
%{H%ﬁvﬁ ERa, EOMALEH 801, 116
() AT (©) #EREMIE(A—B) 10, 984, 658, 002
OFEMFEA L OIWEIKRE (20204 3 A 178 ~20214 8 B158) oA 8,677, 536, 580
M EIHII TS WER A, WA SR 4 2,407, 121, 422
(D) RIStEMLOH 8,577, 536,5800
FIEBIRA L (%, BRARCRORAENCET o R4 LRI HE S oA 1FA%Y HEHE(C /D) 12, 806H
BATT, <A >
TEARDYS .
Of-BLEBAIGI L 2L TV AREETEASHOBCIEIRR  omssane~miE3RI5E) ﬁigﬁfﬁﬁimﬁ o gggg};ﬁ
FBUFEHIIISWER AL 1 eh— A A 6,709, 762, 14311
OBE#IZLDLUT 7 FORTE - MBFRR 202053 8178 ~2021% 3 §15A) OEEDIKR (20204 3 B178 ~20214 3 158)
FOUETH T DSV EE A, = = T W
O A& & DB (20214 3 BISEHE) N EEELEE A 956, 195 901H
. BIREERES FEEA 1,297, 415, 545
— TERR A 341,219, 644
# % f@‘]é‘(ﬁuﬁﬁf) E _ b _ ES (B) (E:EERENZE A 31,894,068
SIS NS S ©) GBS (A+B) 924, 301, 833
o . Tn T T 0) FiHRHAS A 102,447,008
LM+ 7905404 VRS~ F—77F | 8,952,006 | 8,336,720 | 11,001,970 ) EMEEEESS 1. 585, 266, 597

() A%k - SR O B AT B8 <,

BIEIEEICBT D
DEMAMEE] 2 TBMIZEN,

OB FEFEHE DM

FANEFEDOBIARIC D& £ LTIk,

R OB BEEFED

(20214 3 A15BHE)

(B 5 AR 24 %8)

(FERRAAR S 4)
(F) 5t(C+D+E)
(ORE: 2y

(2,105, 869, 859)
(A 520,603, 262)
2,407,121,422

0

REAEHIBER S (F+G) 2,407,121,422

. 5 2y i * BIE RS 1, 585, 266, 597

B FEO 4| K B (R EEE ) (2,116, 648, 344)

T % (FEE{HHAR A 2 %80) (A 531,381, 747)

LM+ 7707 4 VA VHEESR~F—7 7V F 11,001, 970 100. 0 Gy Y FE ST A 821, 854, 825

BoaE F O M OE KR O 11, 001, 970 100. 0 () RO PRBLOH T () Bl FESH T BRI RO ZIC LD bOEEHET,
D) AR R () HREORBLO T (B) EFEHRENS (I3 (FAC RN X 5 WA B e & TR

(5 LM - 7525 DA SAmES =7 7 > FIBOT, SARICHY 5408 LTz,

WM PE (10,866,264 T-H) OFREEFEMpERE (11,133,150 TH)

97.6% T,

[€25)
bDTYT, B,
A maly =526,
12— =130. 3414,
1 A=A KT U T R/L=84.67TH,
KTy R=1.30MTY,

NES

TR D b

SMEREEE IR, HIR O 4 D73 E o S i % AF 78 AR OIS & 0 A S HEE L
3 15 AICHIT D IRITHSI L —
177907 =19.63M,
1HR—F 2 FRmF=28 451,

1k Fv=109.06/, 1
100 2 2 B~ Y =3.05/,

1av 7 —7 =1 484,

1~Lb—o7 U ¥y h=26.4911,

17 7Y

(%)

HEEORPO T T (E) BIMERZBEEL L b5 DIE, FFEOBIHREDEE,

% LTAARD B TR 2 22 LS W28y 2 VW E T,

(%)

BN E

1 REM E O DFRIXIC AR D HEROEH T — M2 Bit T 272D ET 28 L L

T, MG PERRARIC T L TARSR0. 2T % D& S > T W 7,

<GB TR >

A) B M & I R (FEAPERE) 193, 850, 3099
O e Ml Wl Ak D 907, 204,99
() I A il *#® 4 2, 116, 648, 344
o 4 B ¥ B X & 260, 709, 520
sy Bloxb 4 I 2 B(A+B+C+D) 2,938, 503, 169
(1 77 1% 7= 9 I % 5 B % 2 %) ( 3, 425)
g o 5y Bid 4 0
(1 77 1 Y 7= v IR B 4 ( 0)

47



LM-TSoT4 D14 UNEEE 77K (FOFsH) (EREEEERER)

LM+ 77074004 UNEGEE~YY—T7 7 R

| BRAKROCHRE |
FE7H REB 202153 A158
(FtEHAM : 2020 3 B17B~2021€ 3 A158)

— RBEOHBSEN —
A BRANCESE, TLM - 7707 4 VA S EBHR~ P —7 7 > B OF 7T HOENIRILZ ZWER L BT E7,

OHT 7V FOLHMEAE, RDBEYTY,

| & & 5 @ || smaEcs
| £ B # CEST

1. ECAAERBROAMB/EETV. ERMEOTREMERELZBAEL GERETVET.
2. NERBEDABAYSE, BAELTHVERA.

[ 2 & B s 2 || BA2R(HROLHBECBEEAVET. |
1. BROBRBHNEL. ERAMEOMBEELEDS BUNE LET,

#a A il R 2. NEBREE~NOKREISICIE. HIRERFTELA.
3. BAEFHOFRARUTINT s IOBAEAY PEMICRELER A,

b A p:] &t

Ofifi 5 BiDEFAERE OERRiR
N R B T wlw w = . Hirp D EEEMAEDHEFS (20204 3 117 A ~20214 3 115 F)
’ L E RPN %
= (1)
M % % 75 14, 000
3 (201743 A15H) 11,053 1.4 94.8 10,718 13. 500
431 (20184E 3 A15H) 11,562 1.6 95. 6 6, 882 ’
5 11 (20194 3 H 15H) 11,459 A 0.9 9.5 9, 167 13, 000
6 151 (20204F 3 116 H) 10,993 A 41 98.8 9,840 12,500
7 31 (20214 3 A 15H) 13,197 20.0 94.8 11,001 12, 000
() HHICELSBHENTNDERF~v—I 5T, Y77 RO R B4 IEHICK 11, 500
W HEREES RS T2 BRIz, BURTIEL, M7 7 ¥ ROIUSHEB LY 2 7 Fitk 11. 000
ERFEON L Fv—rELBLTEY £ A, >
10, 500
OBAPDEEMEEL TRFOHD 10, 000 ‘ ‘ ‘ ‘ ‘ ‘
- 2020/4  2020/6  2020/8  2020/10 2020/12 2021/2
& H B & E fili HH 1# %
W % x| A ¥ OR%EMBDELEHER
(€ -p)] | % % BHIDOY 7 7 RONRT p—~v U A (JIEER) X7 TR0 E LT,
202043 161 10, 993 — 98.8 AR A% FEE fEfR L2 2 ST A, AFHEREN T T A L0 LT,
3K 11,087 0.9 96.3 BERSICOWCH TR ER ) E LT,
4K 11,340 3.2 95.9
5K 11,814 7.5 94.6 P
6 1K 11,980 9.0 90. 1 .Eﬁﬁﬁt - — - -
ThE 2353 o 930 YW OKEMSFTSL, EHERE D 2MET s R 53— PR
Y- PRI 20 ol WERIEND 3 RS (fliFsIT %) LE L,
Sk 2 200 o P WORTPEE, H 20 A VA DREGHIRA LA 0 | AR O TR
T 12' o7 10'7 P BBRBE S22 s, RGP L 225, FIRIV MK FLE L, #
e 12' 506 14'6 %' 0 DL, B —E—RORB L7 £ L, RFIEENEROICHB LI &
TS 12'802 16' : 94' 3 X FIEDY o ERBERE LY E L, —F, KU R EH S (FRB) 12
2021 LA mém Es ﬁg LD EMBEMBEIET 2 EORGFNIEN -7 2 &k, FlEIY OK FER &7
2K 12,936 7T %1 vELL, . X .
RS HOYE T, I oo oA LV ZAOBYGER X . RERRORIE N ER
202145 3 1 15H 13, 197 20.0 94.8 6&?%?3751576307‘:: L linn, FEY bin”%ﬁj@m:i&f‘bi L7z, Lj))l,
0 BT Lo ZO%IT, Faa T IA AT 7T OB, R TEEO R — X

PHIET D E DRI NIRRT L7 EnG, FlEV X EHLE L,

ok x, V7 FUoERMLOBfAEE Y . REEBOER LT & O
R WIEN -T2 &R0, N4 T VBN X 2BIMERRIC L 0 EER%
DBNBIEN 722 & 8 n, FlElv ik EH LE L,




LM IS0 T 474 UNEEHFTI7 K (FOF sA)

(%) KRENOFEEEFEY DR

. (HAD) 7 o— b7
1.

1.

1.

0.

0

0.

0.

0. | | | | | |

00
20/03

20/05  20/07  20/09 20/11 21/01  21/03

Y ORINE ST, IR A LR LE L,

ORI, H 2 v )T A L AORRYERIHE S SRl ORELZ 5T T,

FIED FEE TS DR L 220 & L, 2O%ROFREOEE bR WREM & 72
D E LT, BONREHE OAT &I 2 RBIIEN B S Lo H, FIEND I3ET
LEL, UL, BEE (BU) OBINEREMFMan ) v A LA TED
ANTZREE & XA D T2 DDA & P & UTEBGIIE 2 AR L, B
KN TRASND EDRGPIRNR S & Rl T EF LE LK,

MO, BMNAETHR = w07 A VAOBGED LR L, RFEE&
HIRT DB E DB WRNR 722 L2 b, FEDIMETLE L,

OB, KA T Bl T COMESER OB B K ER MR 25 E
F Ul MY oEERRY & LR LE LK,

%) R A V10EEMERIE Y OHS

(HAT) 7 v—bx—2

—0.10
—0.
—0.
—0.
—0.
—0.
—0.
—0.

~0.90 I I I I I I
20/03  20/05 20/07 20/09 20/11 21/01  21/03

LBHIOK B RS, K BvE - L) £ Lz,

ORI, B = 1T 0 A L A RGER O 5L C At 5 OIRELA 9

K RV T—REELE T3 2R L 220 £ L, £o®kiT, KEFKER~
DEFPEDIRFRAN T K FATED - HEWAES L2 £ Lz,

WO, KRERFEFIR ORI LA 572 2 &R0, KEFERE O
BARES SN L2EPD, KU T REOTEVEM L 20 £ Lz,
WMok, KECST 28 a v F 7 A LV AOBYRFILR LIz 2 &R0,
FRBIZ & 2 & @liEfn o BHMEBLRI MR IRNZ L2 L n . K FAGED - RN
BRORMNKE E L, L LEORKIE, /A 7 2B N COMESIHIEL
ROBED S KEEMBRIE D R EF L2 L2806, KRVEW - [5ED R

MED E L,

GEAEHERERER)

Yoz —no - [RGIE, 2—aE - HL2LR0 £ L,

WIOFEE, B2 a7 A L ADREYNEK % %2 TRARSG A RIS T
KL, BEROV R ERELBNRRE 7= 2 Linh, 22— 3ATTFELE
L7z, Z0% b, BUNEEOEITE ST A RBARNERSND P, 2—n
AT EEOEVER &/ £ L2, BUNEERIC K AEBFHEROAE
TR EEZF T, BINEEN T ENDEORFNENRD L, 2—aE I - [l
T MBS LD F LT,

HoRE, BRINE UL S OAR G E 210 T, BN O 5R B AR RIS
FEDEORITBIENBH, 2= IMATEFLE LR, LHLEDOREIL,
BT OB = 1 F 7 A )V ADREG LR 2520 T BN SR D S T & ok
MWKV Z L7 Ent, 22— (I3 T EEOEWERME 20 £ L7,

WIO® T, BN TOHR 2 v F 7 A ) A DREYPLRIT 56 2 AR ER
LoD, FRlaaFIANADT I F U ERUL~OBEREEY . U R [k
BERFO N LD, a—m B - [E Y BMESRL 720 £ Lz,

(M) 1—0O/MRS0HERE
135

130
125
120

115

O ——==—=-——mmmm-m - - et
(Hr‘jfﬁ) E’%fﬁ%ﬁ’rﬂ%

20/11

20/05  20/07  20/09

105
20/03 21/01  21/03

B iEo7 o FOR— T4 UA

%77 RIE, EICAAREBRL HEROMEERE 2175 2 LICLY | (FiE
FTEDHRINOR R & B R L CIEANCED TENY F Lz, BEHIHCHENT,
JRAIE LT 1FEBL RO REAT BN & B (BBB-/Baa3Ll b) O RMIKHFIF
PGS, 52 VE USRS T B EA A% b &L EME I 52t
BB LT Y £, UMOMMICS > T, BEESFELBLLT S
M A 4 v A %R L E LTz,

SHOERAH

Y77 Fid, BCAAREZRHEROA/MEICKET L7 7 RTT, 4%
b MMABHEORRY A7 &R A7 FICRE Lo i L, EMIC
TN L COLFHFETT,

() X RV HEEOH#
112
110
108
106
104
102
100 ===~ 7777777777T777G@ﬁﬂ§§ﬁ%ﬁ§é(
%%/03 20/05 20/07 20/09 20/11 21/01 21/03
O1 /A=Y OEREM (20204 3 178 ~20214 3 A15H)
- B $ -
B : b W m%$ = B o &/ E
] %
@ o M % MH 8 0. 062 (a) Z Dt # H =Hrh D2 O e H - Hivh OS5 35k 1 3L
" % % M (6) | (0.048) | FAEFE ML, MEIMTIBIT D IRESU TSRS 5 A MRESRS ORE K OB D E4 - BREOBIRSEICET 5% H
(F % # R (0) | (0.000) | FUkisEe i, FORIZEE SRS S EEEFOMER, ., 23638 L 0a IR 288
(* D i) (2) | (0.014) | 2 7 EEITHR D BLA O
& = 8 0. 062
e o SR FEEARARIX . 12, 20010 T,

(1) AFIHE Z L ICHREIME AL TH Y £9,

() BRI 1 HOYY OZn OB e (MARMONREE ET) 28O REMRE TR L T1004 % Cic b O, BH I LIS/ SARIMITINE LA L TH Y 9,

49



OFERUEEIDIKR

LM TS5oT47A4V0EEST77F (FOFsH)

(20204 3 B17H~20214 3 A15H)

OFEHMZA & DIE KRS

(B HEERERER)

(20204 3 A178 ~20214 3 A15H)

FUFHII TS VWERA,

AR
=5 R A= 3 N 5 - = PEEY oy 7 RN EE
" F o = yan o Eiffgﬁ)\tli BERFER OREIE N T D IEHB LSS 1 HICHE S o FIE R
TR R Tk K = .
fig &k %% 79, 056 62,102 O A& E D EAE (20214 3 A 15E54E)
K Bk R 872 918
7oAy | AR ( D
PANESR/N G
R 37 611 43, 097 DALIN
(K{E&:/\Eﬁffﬁm ’ ( 920) A \ 53 3 =y
Y] =Yy, (A)SNE OhMEH) AffE FEERIBE R
Sl A F v = & FE F 132, 165 152, 035 ] ] _ ES
FIIGOALTA| FTTONLT IV X % il i B | 50D | BRI
7 5 v | E % - 4,779 B & B e ramaem | | Bk et e
Fapr 7Y Fanrery Tk kv TR T % % % % %
op L ET & FE % 9, 141, 889 9, 305, 664 TAY A 70, 557 70,980 | 7,741,161 | 70.4 —| 6.4| 3.8[60.2
- To—n To—u TAFVAXY [FAF AR
707 | @ & & 3 369 9038 A¥ v 174, 300 194,243 | 1,021,718 | 9.3 —| o3| | -
S EmTa * : TV [FTToM LT
[ 2o o |1 B GE %% — 12?81 — 1’9?90\\ T3V 1,590 1,710 33,569 0.3] 03| —| o3| —
. e TA XY AKRR TAXYAKRSR EE IR TS
A4 XU = fif FE %% _ - _ 4, 355 aBy 7 | 13,800,000 | 14,244, 252 434,449 | 3.9| —| 24| 15| —
TR=F o FXaF | TR—-F 2 FAuF Th—7 FAnF [Fh—-7 FAnF
= SRR - 5, 358 F—F K 1,335 1,338 38,066 | 0.3 —| -] —[os
A—=7F it GE % ( 7.815) Tav T 70 [Fav =T
THUT A —T | TRuTA—T 0 v 7 32, 560 34, 654 51,288 | 0.5 —|los| —| -
. S S TA-ALFIT BV [FA=2 b7 07 BN
v 7| EEGE == ]\352_};55\% == 1\355%4;\1[/ I3 7 5,575 5,825 493,224 | 4.5 - | —[ 45
B {ﬁ B ﬁ 4. 672 4,746 R FvL=yT )&y b [Fob=yT ) vEy b B
=2 b7 07 = ’ : L= 17, 440 17, 959 475,748 | 4.3 0.9 1.3] 2.1
i 5 fif BE 2,962 3,359 TET 7V A7 F [TRT 70877 F
FvlL—yT7 U vFy b FvL—y7 )Xy b Mr7Uh 25, 700 18, 496 135, 021 L2 12| 12| — —
~ L =37 & FE % 11,162 12, 194 & it — — | 10,424,249 94.8] 1.5[20.7] 6.9]67.1
TrE7 7V A7 R | TM7 707K () FBEHMBSHL, HIR ORI % D73 [E Xt g% B A5 76 BANS O M & v A S #A
M7 7V | G S — 29, 739 LresoTd, o
() GATZIE LA, (REBRIT /N3 SN TR Y £k, ) () ALAMLRI, SURERREIC XS 5 RO R &,
(7E) WA A 1T T, (1) SO AL AT O T,
) () PIERBIC L 28, LROBFITEENTEY A,
() e (BEBEANESREET) (TITFR PROMMLME (i) 135 EnTkY

EHA,

. 27y TR UKEERE KR

i EE B 5l K & #
HaH
L 2 R S I HL S | 7,728
(B)AME (FMERE) AfAE SARBIBH R
4 L] o il A .
Fl 4%&@@%ﬁ%g@ﬁ@%gmﬁﬁgﬁﬁﬁfrﬁﬂﬂ
TAUH % Tk RV FX kv TH
& ZE % [ US TREASURY FRN 0.194016 8,990 8,998 981,420 [ 2022/4 /30
US TREASURY FRN 0.135016 23, 495 23,501 2,563,053 | 2022/7/31
US TREASURY FRN 0.135016 5, 585 5, 586 609,273 |  2022/10/31
US TREASURY NOTE FRN 0.129016 19, 430 19, 433 2,119,372 |  2023/1/31
¥ Bk {% % | BMARK 2020-B17 A2 2.2108 265 275 30,029 [ 2053/3/15
(B < 4f@fif) | BX 2019-XL A 1. 032 232 232 25,400 | 2036/10/15
COMM 2015-3BP A 3.178 135 143 15,698 | 2035/2/10
CSMC 2019-1CE4 A 1. 092 125 125 13,658 | 2036/5/15
TPMT 2017-6 A2 3.0 120 125 13,719 | 2057/10/25
M 5@ 4 f§ % | BANK OF NOVA SCOTIA FRN 0. 630008 1,990 2,001 218,272 | 2023/9/15
(BU&EEMER) | BOEING CO 5. 705 225 273 29,786 | 2040/5/1
BOEING CO 5. 805 640 793 86,553 | 2050/5/1
BOEING CO 3.95 370 346 37,778 | 2059/8/1
BOEING CO 5.93 375 471 51,475 | 2060/5/1
DELTA AIR LINES 7.0 295 339 37,006 | 2025/5/1
DELTA AIR LINES 7.375 330 381 41,608 | 2026/1 /15
DELTA AIR LINES 3.75 200 195 21,357 | 2029/10/28
EXXON MOBIL CORPORATION 3. 452 620 610 66,528 | 2051/4/15
GENERAL MOTORS FINL FRN 1. 25956 1,090 1,103 120,301 | 2023/11/17
GOLDMAN SACHS GROUP FRN 0.92525 2,200 2,217 241,853 | 2023/2/23
MET LIFE GLOB FUNDIN FRN 0. 65012 980 985 107,489 | 2023/1/13
PETROLEOS MEXICANOS 6.75 255 219 23,913 | 2047/9/21
PETROLEOS MEXTCANOS 7.69 1,445 1,347 146,941 | 2050/ 1 /23
SAUDI ARABIAN OIL CO 3.25 275 247 26,958 | 2050/11/24
SOUTHWEST AIRLINES CO 5.125 890 1,024 111,709 | 2027/6 /15
T =F 7,741,161
A¥xva TAFZVaXy | TAxaxy
[ & ZE % [ MEXICAN BONOS DESARR FIX 8.5 45, 600 52, 755 277,494 | 2029/5/31
MEXICAN BONOS DESARR FIX 8.5 48, 400 55, 508 291,974 |  2038/11/18
MEXICAN BONOS DESARR FIX 7.75 60, 600 64, 527 339,414 | 2042/11/13
MEXICAN BONOS DESARR FIX 8.0 19, 700 21,451 112,835 |  2047/11/7
I~ =t 1,021,718
7T TT75ONLTA[TFTION LTV
[[E f & J& [ BRAZIL-NTF-F (NOTA TESO N) 10.0 1,590 1,710 33,569 | 2025/1/1
N i 33, 569
a7y Tan 7Y |[Tanrye7yy
& ZE % | COLOMBIA GOVT 6.25 5, 200, 000 5, 543, 460 169,075 | 2025/11/26
COLOMBIA GOVT 6.0 8, 600, 000 8,700, 792 265,374 | 2028/ 4 /28
/) 434, 449

50



LM JSUTaIAVnEEH 77K (FOFsH) GEREBERERER)
E] i *
& i} e | . ¥ it Pl .
Gl faﬁ%ﬂﬁ(ﬁ%ﬁ%g@@@%ﬁ@%%gﬁ&@iﬁﬂH
F—F VR % [Th—7Y FXaF [Th—7> FXaF T
[[E f& FE % [ POLAND GOVT 2.0 1,335 1,338 38,066 | 2021/4/25
7 =F 38, 066
E TosTA—T)L [T Tr—T L
[[E % ZF 7 [RUSSIA GOVT BOND 7.65 32, 560 34, 654 51,288 [ 2030/4/10
/N it 51,288
F—=AKNZ V7T FTA—ANTVT RV [FA—AITUT RV
[€ fif FE 2% [ AUSTRALIAN GOVT 5. 75 2, 690 2,893 244,972 |  2022/7 /15
M J7 18 5 2% | NEW S WALES TREAS CORP 4.0 435 436 36,923 | 2021/4/8
QUEENSLAND TREASURY 5.5 1,230 1,247 105,640 | 2021/6 /21
WESTERN AUST TREAS CORP 7.0 1,220 1,248 105,688 |  2021/7/15
/N =t 193, 224
~ =7 TrL=yT )y b [Fxb=yT U ¥y b
5 FE 7% [ MALAYSIAN GOVERNMENT 4.048 3,180 3,218 85,259 | 2021/9/30
MALAYSIAN GOVERNMENT 3.882 5,430 5,537 146,675 | 2022/3/10
MALAYSIAN GOVERNMENT 3.48 3, 390 3,477 92,120 | 2023/3/15
MALAYSTAN GOVERNMENT 3.955 1,810 1,913 50,689 | 2025/9/15
MALAYSTAN GOVERNMENT 3.899 3, 630 3,812 101,003 | 2027/11/16
7 B 475, 748
77 THTZ7UA TV R |[THTZUAT VR
€ f& FE 2 | SOUTH AFRICA GOVT 6.5 12, 600 8,019 58,540 | 2041/ 2 /28
SOUTH AFRICA GOVT 8.75 13, 100 10, 476 76,481 | 2048/ 2 /28
7 B 135, 021
= 7 10, 424, 249
() RSB SFEIL, WIR ORI 2 1075 [E 0O % Bi& BI5 7 B ARG O MBI L EEME L7z b 0T,
(V) #im - FEARAE O HALAM XU T,
. 2Ty TRUEEREIES O¥E. Bff. TARUEEMEBDIKGR (202148 3 A 158 5%E)
TH 0
- - LTS I = 2 = = g
: ~ EEES (W T N — OF-1-3 20, 140, 384, 595
‘ B & = ™ 456, 922, 442
[ELA) 2 R SR 5 | IR AR 10, 424, 249, 345
BARCLAYS BANK JAPAN 744 I AS 9197 783, 716
CITIBANK JAPAN 380 RIRLE 14, 573, 528
JPMORGAN CHASE BANK 693 A2 16, 855, 564
L ) ®) af& 9,138, 684, 471
OREIEEMEDER (20214 3 A 15 B BAE) KA 9, 138, 684, 284
= [ = HALFIEL 187
5 H A 7 I = (C) MEEHRIE(A—B) 11,001, 700, 124
: =M % SEA 8, 336, 720, 850
N 4t i 10, 424, 249 93.6 TR R AR 4 2,664, 979, 274
a1 - w U E 2 om 708, 901 6.4 0) ZatEEO%m 8, 336, 720, 85001
= & [ 3t o E @ 11, 133, 150 1000 1HO%f Y EEMEE(C D) 13, 197H
() &0 (AT O e
() MHIRIC B HASESIEIE (10,866, 264 T1) O RE(EFEMERE (11,133, 150 () JeAORD .
TR KT HLAITIT. 6% T, WUTAR 8, 952, 006, 576F1
(1) SMSEEGTEIL, I DR & 73 [E 0 3B LR FE B AR O AP IEIC & 0 FBISHATE L SHBIMEEE LA 5, 947, 983, 58413
7HoTE, 28, 315 RIS B L — M, 14K F/=109.06[, 1 AR A 6,563, 269, 3121}
A% oy =526, 175017 L=19.63[1, 1002 BT~y =3 05[], () WRIZBY 5 IEAONR " .
1a—m=130.34[1, 1HK—F > FXuF=28450, 107 L—7 =148/, LM 77274 DA SMERST 7 2 B (FOF s ) GlfitfB VIS )

1A —AKMZ7 U7 RL=84.671",
BT R=T.301TF,

OREBENMEZEDRE (202048 3 178 ~20214 3 B158)
A AE 21T > 72 HU5 11320204 3 A 17 H 2> 520214F 3 A 15 H £ TORM CJ5H
T UNT 4 THBIE T LI, ZRBDJEHET VAT ¢ TEENIZOW T, [
BEFER OB R ST 2054 (IBR26EEMEEE198%) | H115E 2 THIC
SNV THTTHE 2 MM OIF>, IRFRES, FEOB), KER, WEIMT, @
15, METCA, KERHE, WHZOMOSHIEET Y AT ¢ 7T ONEICE
LC. EVH B ARARREMERIENCHELZZE L, BAARSH LB SN AF
U 7= B RS R 6460 [BYEIE 76 & OH& A NIT I 1T B FeE & I O fiiks S5
DOFEIMRDEE SN TREBICHET 2 FE5fEe) CESRERMRL LT
BB SN T EmEE R REEE AT L COET,

B, AREIIMBHEREEDO TR MO YN B
EHIZOWTHRFEZ 4RI T 2 b o TlEH 0 £H A,

1~vb—vT7 ) ¥y h=26.491, 18§77V

8, 336, 720, 8501

OEFEDIKR (20204 3 A17E~20214 3 B158)
T8 H B 3

Fq
(YN E T E: 207,136, 521
ZBURLE 207, 262, 012
& DI EE A 7,735
PR A 133, 226
(B) HifiiEHTEELE 1,148, 882, 700
FEH A 2, 143, 538, 233
JEHEE A 994, 655, 533
(C) &¥ENSIEEG18%E 8,513, 806
iRGIEAY 112, 402, 303
irGIEiE| A 103, 888, 497
D) REEASE A 4,727,748
() L“HjiEHS(A+B+C+D) 1,359, 805, 279
(F) mifpf@tiasns 888, 541,525

© EMEEEAELES
H) fasEBse
() #(E+F+G+H)

RPEBABBE (1)

1,506, 696, 431
AT1,090, 063, 961
2,664,979, 274
2,664,979, 274

(1) g RBL O 1T (B) A AL 25T B L O (C) LA FER 5 R 1T WIAR O

WA EDbDEEHET,

(%) HEEOWRMO DT (@) BMERZBEE & DO, ([FREOBIMBRE O, BIHRE
% LA B IuAR 2 78 LB WSy 2 00 ET,

(1) HIEORBLO T T H) BHERBE L H L0,
FELBIWTZEFYZVWET,

PIBMRAIOBE, STARD O ARl 2

51




94 JhREAHFHESF T 7

VR (FOFsR) (EfsHEIREREM)

S DhRBHEREST 72 R
(FOFsH) (ERHEEREZEH)

ERWSEE (2IFR)
55 3 18

*=HT 72 ROLHEHBFRDED T, GREE 2021%F5H148)
Do) 4 | SRR E B ATy T AE (TERIREARE 20205 5H15H~2021&5H814H)
S 5t 5 & | #RHEARR
p=s) i N N ’\‘V:J“d: N N— < Ci_ — N =T — o \ "
FEURCEEHS LU CERETRVET, i?"?\ WRID CBREICHITNMIESBILEBEL LT
NE—7 oy | ERRESERT T 0% T, [FADDEMREST 7V R (FOFs
a A4 j—ﬁ—“ w2 D NEOBE BADRBZ1TIIWE UT,
. N = Z T, HERMOBARRZ CRES U LIFFE
NY—T 7R -
NE\_77\/F® ﬂﬂ| l\/ _ A D [T v = \EL/\
H=T7 Y e Rl & fHRR EQZE%S“;)@- BOHSILTCZHIFTIXLDS. B
SR s oo KA1 EIRTRIAUR
MIC4E A _FBRH R Daiwa Asset Management
DECHRES, BRERRE O SF NG & TEm KT LW RYRIAY MR
FHimZSHET. ) FEL. RAIELT. EHHTFRERNORN—TEHOE 12
ﬁj\ EE 713— %I- EEEZE@EEE[:??%)C&%EE"](:\ @B%%HYE a—)\ﬁ:ﬁb‘ébt}'% (j_)btyg_)
S| O S EEMEBADKES R L CHEEEE TEL 0120-106212
5;3Eb§§_o 7’:7’:“LJ\ EE\__—LII%HEEb‘\\Q\gE@%‘S(_ (BEEHD9 : 00~17 : 00)
3. DEETEDBEVNCENBIET . https://www.daiwa-am.co.jp/
{$TUZ0220620210514$ <2206>
BELROEAEM EREE
. [ . -
N M L AT e PR e P EEHRESOMBISONT
SR W o ‘fﬁ)\fﬁﬁ | # |
BB Tiee | wax |77 | Bax ) (1)
EINEG % % % % | &AM 12,000 600
TER(2019658148)10,234 0 23| 10,228 23| 98.1 — 124,512
28K(20205F148)[1 1,056 0 8.0 11,151 9.0 98.0 — 119,101 g .
SERIE5R1E)]11.569] 0| 46| 11.678] 47| 97.0] - 24397 11,500 LA A SR A it L 400
(T1) BEGBEOEEEERDAT, N
(CE2) FTSEHREEGEA VT v I X (R<BA. 5E8B. NvIBRL - BR=2) &
FTSEHRER A YT v I X BR<ER. SFB. ANYIRU - AN=X) DR ’
F=YIEHEIC, BT 7Y REREHZ10,0008 UTAHT7 EY bYRIXY KA 11,000 |- 200
STEUEDHDTY, FISEHREFE A VTV IR BR<BAR. 5FB. Ny I
U - R—2X) (&, FTSE Fixed Income LLCICK W BEINTVDESA VT Y
J2ATY, EEHIFFTSE Fixed Income LLCOKIMIBAETH Y. EHICEHT DT
. NTOHEF]IFFTSE Fixed Income LLCAHULTWVET 10,500
(E£3) @9*@?5%1(3 BEEMBNORIRZERL T, fﬁﬂi’.ﬁua%ﬁ@‘@@’i%ﬁﬁ [Pxqn TH o H
(F4) iaggg ﬁigféz”})mﬁié H(Lg}g&{ﬂ%c%z&%)szIE*né% anBYUET, RO (2020.5.14) (2021.5.14)
5) A B THYE5 i B — AR (fd) — HEEEREEEME (L)
(&5>Aﬁ§§£§1§§%$ﬁA%;u T Y ROMALERS T 7 U R B e VIR e g
(xe) « ﬁﬁ@l&x@%ﬁ%ﬁ%ﬁﬁz%(ﬁmﬁz%)%ﬁ4§30
(F7) ESTYLRIEREE-TFEREET (F) RUFT—7(F. HEOREMBZD EITEHELIZDBDTT,

*HESHBEEEMEBR. Hike BhAd) ZHEREICERELCBDEHBL
TEHEURBDT., 77 RBRADEENZ/N T+ —X Y AZRITHDTY,
*ﬁMi%ﬁ&éﬁéﬁtjﬁkﬁmtﬁ PESENTHHEOI—RICKLY B
VEY (DESZEHNICBIRET S I-IANBWVI 7Y REHIETD) . £/,
77V ROBAMEEIC K ERFHFDORBUET. LIh' > T, BEIFDBEL

DRRERTBDTIFH Y FE Ao
*RYFY—TF. FTSEHFREEA VT v IR HR<EA. 5B AvIBLU -
AR—-X) T,

Igﬁﬁiﬁﬁﬁ g
B 11,056M
Hﬂ K 11,5690 (DECE0M)
EX 1 4.6% (DEETIAH)

NEEHEO I EHER o
TEEHORAE L (ESMEETE) LELLY, #ELTH3EDE
EHHMCLR (A) LEcins. BEmEEERLELL, <hL<
& REBEICONT] ZCBB 2T

52



4 ThRAMFRESF T 7 >~ K (FOFsH)

(EfEHERERER)

FISEEREREA YT v IR
(R<EEX. 5ERB

# g o8 |® %0 BIEAL RS |AH0| pEry
BEE |- BB E

= % % % %

(HAE)2020% 5 B14H| 11,056 - 11,151 - 98.0 -

5 BX 11,262 1.9 11,324 1.6 98.2 -

6 A% 11,494 4.0 11,570 3.8 98.2 -

7 BX 11,743 62| 11,829 6.1 98.2 -

8 A& 11,628 52| 11,700 4.9 97.7 —
9 BX 11,747 63| 11,822 6.0 98.0 -
108X 11,550 45| 11,636 4.3 98.2 -
IRIEES 11,705 59| 11,798 5.8 98.6 -
12B%K 11,812 68| 11912 6.8 98.3 -
20214 1 BX 11,739 6.2| 11,835 6.1 98.7 -
2 BX 11,422 33| 11,577 3.8 99.3 -

3BX 11,611 50| 11674 4.7 96.7 -

4 BX 11,626 52| 11,740 53 96.6 -

(HA%)20214 5 B14H| 11,569 46| 11,678 4.7 97.0 —

GF) HIREEMEAFHERSAH. BEREHEL,
BREBIEICOW\T
WESTR

FEHOEESHIE FRUE LI,
SERHIE LY. SEOEREIRRCAPERORL. HEUIOFT DA

(2020.5.15~2021.5.14)

IVADRBREKR G ENEFDETER LR K LD, 20208 108LUE .

KEDENEENRANDEFERL. DI F VHEERDREZZTTHHED
U T RIFEANBE e EREN S, SFFLERICE U F Uz, 2021
FICAD L. FRB CREESBERHEESR) [CX2E0HEMOME/INERR
HEFE > EPRE TR RBIEENRNRIILEC &, DITF VD
ERPREFEEZDUEREZESRC. SAIFKEEPOICERUF UK,
WAEES

ABIESEEEE Y FE U,

K RIVAEBSE. BEREEE K 20208EKICHIFI T, KEDEREEF®
KREEIHHEN G EZERE UK NVREAZEZITTRELE Uz, 2021
FELEIF. BIIRENREFRR UEMBDOU R 7 BIrZBAD®RE D BHR
[CERUEF Ufz, &, SRMEFIROBBEDTHN SKERFIN LEFL. BX
FFZEDIANSBHARHETLE Uz, KRILLADEED. 2020F%K
FTTEFIARIVTOLER, 2021FLEFHFHUIOFTIAIVADDITF VD
TR OTIBEDY AT EFEZDEE Y . I—OPTK Y ROV TIREER
BOERGEDGDY ., WHTERULF Uz,

BEREIRICHITD [SkDERGEH]

mETFUR

[HRESSFBA VT VIR - IF—=T 7V R] ZSMICHEBANED,
BitFRESESEBA VTV IR - IPF—T7UR

Sk, J7 Y ROBEDHEERYFIY—TJ(CMIBADF. hhD. T7
U RERYFI =T DEMEFCH T DMAEKTEDR DT D &K,
RNYFI—T (BT DIRERREDILET,

R—FTFUFICONT

(2020.5.15~2021.5.14)

mET7UR

[HRESSFBA VT VIR - IHF—T 7V R] ZESAICHEIAF U,
BtFHERSEBA VTV IR - IPF—T7 VR

T7 YV ROBEDHEENYFI—TJICEBIBADF, hhD. T7V RER
VFRI—TJDFMNEZEICH T DMERIGEZELDFDIEICKY . RUF
N—JI0EHT DRERRZHS LE U

#XP—=T 7Y RORYFI—=TELUTDEITY,
AT 7R NVFX—7J

HRES 5BV Fy IR - IP-T 7k | ELSEUREEI Ty O (R<EA

NYFI—TEDEREICDOVT

SEREADNY FRY =T DIEERIFL 7% ERVE Ufce —T5. BT 7 VK
DEAMBEDEEERFL.6% R E Ul

MUFDTSTEET 7Y NOBEMBEENY FY—J EOREEDHL T,

ERICOVTIE BESEALEROETOEEPTEI A S VIBR, RE -
BHERRECKDBDTT,

(%)
5.0

40t e

30t 1 |

20—+ 1
10— | |

0.0

L
(2020.5.14~2021.5.14)
[ E4EffEE [ FTSEEREE /7y IR (R<BA SER AyIRL - AR-2

*NYFY—TJFF TS EHFRERBA VT vIR BR<BAR. 5EB. AvIRL - [
N—2) TY,

PEEICDONT

LIERLHER I, BREIERE OB LFIGN G L CERN ofcfesd. i E
BEog TV eriExz U,
BEH, BRHEICOTXULTCE, ERAHICEDTERSECLEREERT,

NS EREDOAR (1H50%Y)

N
15 = 20205 815H
~20214 58148
SRS EEE (BHAd) (M) —
SEAE(TA (%) =
LEADINZ (M) —
LEHADINZ LIS GE) =
BERBRH %2 () 1,569

CE1) [HHOURE] (& [REEREOEUZFNG] SKU [RERREDBMESST
BEEG| DNSPEICTEUCRECTT, Flo, [HHOR@mMUS (& [REHE
| BRU [DEEBREIIE] HSHEICKI LR T,

(£2) AFRBEFVIBTTH Y., BEDONG & BEOINBUAN DG IEANES BHA
#) [CBBLRBRVWBEH G ET,

(£3) ZMHESONEEMEBALEFZSPNEE FiiAd) OHRELEME (DA
@) [CHTDHEET, T7 Y FONRELFERVET,

el S DERT

BET7UR
[HFRESSFBA VT VIR - IPF—=T 7V R| BEEAICEHFANE T,
BHFESESEBA VT VIR - IY—=T7UR
S%E., 77V ROBEDHERERYFIY—J(CBADF. HhD. T7
U RERYFI =T DEHEE W T DMEREEET DT DT EITKNY.,
NYFI—J(0BEF T DRERRZEDHIUET,

53



94 JhREAHFHESF T 7

VR (FOFsH)

(BRI ERER)

1702 DERDAH

7
18 B (2020.5.15~2021.5.14) 18 B @D B =
e e e
— = DT < B
E B & H SoRd| 2SR SRR T BRI 11,615MTT
@ B 2 (32) | (0275) | ®iEEHHE, TP ROEMAEHE \ %Eﬁ@@%ﬁ‘iﬁgﬁ%wﬁm%mﬁﬁ
(E& bl A,Z) (1) (0005) ARFERAT D&, DFV\TCG)5177 =/
ClA BT 0 e s BhesoeE et ShE e e
P ——— = SRR = LR OSSR TN, SRR T
RE=E EESTTMNL. AMEASOSEOE. FEMMACTILSTHH
Pay——— — — AmESG B = SR A MR 15, S R DTS R
: AMEEAEG B, BMEEEORE | DRERAE T 503 |CET Bhe
z 0o & A 7 | 0020 |0 = SRRz DM, SR O eSS
R B B A () | 0017 | RERAE, BALHD S RERISLTIOBEIESSOREDSURROES  AROBRGICET SAR
TR R ) 7T (0.008)
Ca ) (©)(0.060)
= =t 37 0.318
CE1) LBEREETOER CEBHROND D DDIFEBRESD) (B, HBNICK > CTERENNICEEFHN G DD, BEOHMEDEFEACLVEHUICBRTT,
(X2) BREEBEECEICHFXBEMEAALTHIET,
(£3) SHEFREF1HOHYDZENZNOERSEZ LENAPOFEEEMEBTHRUTI00ZR VDD T. RSB IR GZWEAALTHIET,
(£4) HHANTVB Y =T 7Y ND'H 2156, TEEREFHE. BMEESNE IS LUZOMERE, BFIXT—T7 Y MO ILEED S5, COT7 Y RICHLT2DDESHE

B BSER R0

¥, ABANTVBREEIS (YWF—T 7Y RZER<

) W'$H250. SEEDERF. HZIREET

SN XN IBRAZESHF R BE. SRIREEFISDBIEDEH

FERICBHB (1 BOXYOBEAORE] MRETEZB0ICOVTIE ALY 7> ROBE] LRI 3CEELTHIFT.
WEES SUEGIDRR

Srueis

TE * BRI

(202055 A158M52021F 5 814H%T)

E i ]

En
X

=~

E
O | = O S ]

ﬁ_ﬂ‘ﬁ{z%SEE{/T/QX

5=

A
0O F0O TFH

TH
7,564,774 (8,820,871 (3,863,247 4,543,993

J7 /R

(F) &

BRAEREIFUIE T,

WFIERSRA & OB RS
LIERHATRIC B BFIERIRA S DEREIESH U FE Ao

WEABERH#R
HigEEEES

i H = E 2

4

B
B #|0O |5 i #A

WREFSEBA VT VIR XTI UR

O T0 TH
17,095,992 120,797,519 |24,274,864

[6z3)

BRI IF IS To

WS BEETHEDER

2021 5 B14BR%E

E g ES

£ ]
¥ M @ | o E3

Tﬁﬁ%%SEE%‘/?vQZ XY-TFUR

%

TH
24,274,864 99.3

}xé‘

L - O0— /% ZDfth 170,053 0.7

SEEIAEEREEE 24,444918 100.0

GE1
(2

(£3

) iFmﬁgsojﬁLﬁ;ﬁ{z;tm%to

) NEREERD, PXRONMZNBESEYSBETEEHOMEEZD & (CRESTR
KNEDDHEHACIVERINDU— N THERELIEHDTT, BH. 5
B14BICBFRMEREL— MME. 17X UA - RIL=109.63[. 1HFS -
RJL=90.09. 14—AKSU7 - R)L=84.66M. 1Y VHKR—IL - KL=
82.18M. 1A +UR -V R=15398M. 1A4RS5I)L-¥24s)L=33.329
M. 17Y%—2-270-%=1780M, 1./)bYz—- - 20—-%=13.12M. 1
AVI—FY - J0-%=13.04M. 1 XFY 3 - Y =54941, 1YL—¥
7 UvFy h=265810. 187 IUH - SYR=775M, 1iKR—5YR X
OF=29.247M. 11—0=132.39MT79,

HREHSFBA VTV IX - IF—T 7Y RICBVT. BERCHBITIHER
fHEE (24,098,059FM) DIRESFEHEMREE (24,293,133FM) (CHTBLH
K(F, 99.2% T,

BEE. 8. TASLUBEMERDIKR

202155 1485 %E
JE| B E] H *
(A) BE 24,444,918,009H
I—)L - O0—v% 152,084,475
HRESSEBA VT Y IR W=7 7Y REHEH) 24,274,864,525
FINAE 17,969,009
(B) &f& 47,797,494
ESIN: S 16,999,999
RINMSFTIREM 29,960,144
ZDRILER 837,351
(C) HMiEEHEE(A—B) 24,397,120,515
TTAS 21,088,274,865
KRR RS 3,308,845,650
(D) SZaERO 21,088,274,86500
1 A0 E#(@EE(C D) 11,569

*HAEICH (T DTARX17,276,831,072. HIERMBBPICH(F 2 BINRETAZEE
7,704,340,320M, [EIR#HIITAERAIS3,892,896,527MTY
* BEIRODFTEOME D OIEEERRIE 11,569 T,

WSROI
&4 BH2020F5R8158 E2021F5F8148
18 = = H
(A) BeHEING A 29,840M
RIS 4,691
SLFIR A 34,531
(B) HifisZscEiaa 763,232,715
JoE 975,752,992
bpiti] A0 212,520,277
(C) {SEEIRmZ= A 61,198,391
(D) HEpEERE(A+B+C) 702,004,484
(E) AUHHEEISERSE 1,253,554,672
(F) ENfSsE=ERE 1,353,286,494
((EEZEELE) ( 757,611,482)
(FEEEmMESE) (- 595,675,012)
(G) &5t(D+E+F) 3,308,845,650
REREEISEE (G) 3,308,845,650
BIEEERDE 1,353,286,494
(G EEEE) ( 757.611,482)
(FEEEmMESE) ( 595,675,012)
DECERBIETL T 1,955,588,996
[N by A 29.840

(E1) SEEHRAMNEICIHEFERMICN I HHBERFBLRZSHTERRLTHBIE,

(E2) BifEstEBREE L, BIEREETAEDEREZVL, TAZ D355
BRELT, OB AEE UTIEENE T,

CE3) NN EEDtEREF T N REDstERE (g | 28RS
L,

BNESEEDHERE (5

18 g = H
(a) BERERE DR SENm OF
(b) BEEEHREDEMEIZ eSS 701,998,132

(c) WitsazEs 1.353,286,494
(d) DBCERIEY T 1,253,590,864
(e) SHINEHREE(a+ b+ c+d) 3,308.875.490
(f) ncE 0
(g) BN REA(e — 1) 3,308.875,490

(h) SRR 21.088,274.86501

54



51 DRI RES T 7
HH5RESF 5 FHB 1

VK (FOFsR) (EtEHEREREH)
FYIRRY=T7UR

ERREE F38 (REH 2021F58148)

(ERUNSRAARE 20206 5 8158~202145814H)

HRESSFBA VT VIR - XY =T 7Y ROERKRRZ CHREBL LFFT,

*HT 7 Y ROHHEBERDE) TT,

E B 5 &t BEMREFTSEHRBE VT v IR GR<BEAR. 5HEB. Ay IRBL. AR—R) OHT(HEFHSEDLE2HT U TERE
= TR0 ED,

EF E R & F R|NEDOES

X A H IR | HEEERRD 0% T

K7L IARTA b

Daiwa Asset Management

K7 Y bYRIAY MEHAEH
RRETRABXAOA—-TEHIE 1S
https://www.daiwa-am.co.jp/

WE{ERHITh OBAEHER & TR SFDOHERE

(M)
12,500
— EAE(MEE
120 M/—//\\'\/\’WMW
11,500 J’,';"‘W
11,000
10,500
= B X
(2020.5.14) (2021.5.14)
. FTSEtREREA VT v I A
# g o8 | * %0 R IR AT | BHE B
S R (RUFY—))| B & R
M % % % %
(BAE)2020E 5 B14H| 11,118 — 11,151 - 98.5 -
5 A% 11,327 1.9 11,324 1.6 98.7 -
6 B& 11,565 4.0 11,570 3.8 98.7 —
7 B=X 11,820 6.3 11,829 6.1 98.7 -
8 Bk 11,707 53| 11,700 49 98.2 -
9 BX 11,830 6.4 11,822 6.0 98.5 -
108k 11,634 4.6 11,636 4.3 98.7 —
118% 11,794 6.1 11,798 5.8 99.1 -
128%K 11,905 7.1 11,912 6.8 98.8 —
20214 1 BXR 11,834 6.4 11,835 6.1 99.2 -
2 BF 11,516 3.6 11,577 3.8 99.8 —
3 AxX 11,710 53 11,674 4.7 97.2 -
4 BEK 11,728 55 11,740 53 97.0 —
(#95)2021% 5 148 11,672 50| 11,678 47 97.5 —

(1) HEREHEH.

(£2) FTSEHFREEA VT v IR BR<BA. S5FEB. Ny IRL - AN—=2) &,

FTSEHREB A VT v IR BR<BEAR. SFB. NYIRL - AN—=X) DR
F—IFHEIC, BT 7Y ROFEHZ10,000& UTAITZ B hYRIAY b
HEIELIEBDTY, FISEEFREEA VT v IR FR<ER. SFB. Nv IR
U - FR—2) (&, FTSE Fixed Income LLCICKWBEINTWVSESEA VT Y
JATY, EHEHIFFTSE Fixed Income LLCOKMIBAETH Y. BHICEHT DT
NTDIEF)IFFTSE Fixed Income LLCABLTWVE Y,

@%@;E?;&ua BEEMBENORMZZEL T, RATEZEHOEEBEZHRALTY

?ﬁl(‘éla BHRHSAICK Uﬁf(qﬁﬁtﬂﬁE*ﬂéfﬁAD\%U%‘g“ 5D
EHFERTHNED T I EFERLTBUET,
(E5) RtHEHEALREIF TN LRSS (Eﬂ@?i [35) ZRREFRT.
(X6) ESFEYHLERGERLE-FTREETT,

(£3

(x4

(EREE)
SEEMBEDOHEICONT
(E4E(TigE - HEEE]
HRES 11,118 H3K 11,6720 HBEE=R:5.0%
(BEMEOE G EEER]

FEHOEFF LR (EHEHIETE) LRLLED, RELTVLSEDE
ENNATER (M%) LiZEnS, BEMEBERFERUF U, <HULL
& REEEICONT] BCER TN

SRERIBICONT
OffssmiiR
FEHOEEBEEFF EFEUE U,

YEREIE LY. SEOSRBIBERORDEGORE, HELIOFD
A IV ADBRLALK G EDEFDETER &) F Lizh'. 202051088
fElE. KEOBIHEENRADIHFRY. DI F VERERDREEZS
THBED U AT BFEANBE >l ERBREN S, BRFERICEUFL
foo 202145 ICAD &, F RB CREESERHIEREER) ([CLDENE
AN S E > 1e T & PKRE TAIIERBIIEAN RN NI LIe T
s DIFVDERPRBFEEZEDUEREEESRIC. SAFKEEPDIC
FRUFU,

OBEiRE
ABIEgEATEGY FE UK,

K RIVAHBESE. BEREIE K 20208KICHT T, KEODEFHE
AP HHE R EZERE VK NIVRENZZITTRELE U,
2021EELIR(E, BIIRENRETFRUIEMBOU X T RIFEBDEE
NOMRICEUFE Uk, Fie, SRIBIIROBEDZHN SKEEFIN L
FU. BRSAEDILANSBHARMETUE Uz, K RILLSHDEES.
2020 KF TR RIVTO LR, 2021FLBIFHEIOS T A LR
DI I FVDERPTIZED U AT FFLZLAOEE . I—OPRMKRY RS
DWTCIFEESDERIGEDH Y. WHTLERUF U,

QHIERHIRICHIFD [SERDERSE]
SBE, 77V ROBEDERERYFI—J(CBAIF. HhD. T7
U RERYFI—TDEFES W T BMEESEETDIFDT &K,
NYFI—J(EH T DIRERREDIULET,
O R—LTFUFICDNT
77V ROBEDLHRENYFI—D(CBIEDF. D, T7 Y RER
UFI—TDEFEHICH I DMERMEERDTD LY., RUF
N—J0EH T DRERREDS UFE Ul
ORNUFI—TEDERICDONT
HERMBIDNR Y FIY—T DEEKRFL 7% ERIEFE U, —H. HIT7V
ROEAEMEEDEERIF5.0% &7 FE Uiz,
%ALDM?H\%%@li$®%$®mE PEEIA I VIER, &
- R BERBECKDBDTT,

¥NVFIY—TJRBFTS EHFREGA VT VIR
N—2) T,

(R<BA. 5FB. ANvIRL - [

(SEROERTE)
SHE, J7 Y ROBEOLEENYFI—I (@IS, hD. T7Y
RERYFY—0DRFIZEICHT BMEMOEZL IS DT &L, Y
FY—IICEE T D REMREDI LF T,

W1 /0OY OFEFAOHEH
B H ENN.
FEEZELT N —F
BMEESFEYS [ —
ZDHEH 1
((REEM) (M
(ZAt) ©)
& &t 1
(21) RRAOEBSSURLAOLTENELTH) S TRBOREEISR LS

(£2) BEIEICARBZUEAALTHIET,

55



SAOhRIABFRESE 77K (FOFsH) (EiSREIRExRER)
WEES L UEGIDRR WEELRFTERT
N n i ’E
(20205 B15HMS2021E5814H%F T) (2020581581 S2021E5814HF T)
=5 (D] B | 7% (D] & _ E] _ i
FrAUA- RIL| FPXUA- RIL —= . g — — " 3 —
S| TN | EEEES 43,810 2> s =
— — United States Treasury Note/Bond United States Treasury Note/Bond
FnFrs - RL Fnr 91 -45% (FUn) 2.75% 20282115 46057 | “517n) 2.75% 20257630 [368:386
. == R United States Treasury Note/Bond United States Treasury Note/Bond
el EIREEES 1.852 (D (PXUi7) 0625% 2030/8/15  [P08784| “(7X 1) 5.5% 2008/8/15  [282:607
_ = LR _ = LR United States Treasury Note/Bond United States Treasury Note/Bond
TA—ARSUT - RV IF 7\|\7U§6&_ﬁb FAUD) 2.5% 204602115 - [P36:290 | "B 25% 2046r2/15 - [272407
F=ANSU7 | BfEEEES 4,285 ; United States Treasury Note/Bond United States Treasury Note/Bond
- C =) FUn) 1.375% J040/11/15 [P9B741 | “(51in) 2.5% 2026/2/28 - [263:958
F o AR=IL - RV [FY Y AR=IL - RIL United States Treasury Note/Bond |,q3 g3 | FRENCH GOVERNMENT BOND |,cq 67
e o Z (7XU5) 1.375% 2050/8/15 g (I5YR) 5.75% 2032/10/25 [+
VU= | EfEEES 198 ( -) United States Treasury Note/Bond 32778 United States Treasury Note/Bond 228393
; — ; —~ (PXUR) 2.25% 2027/8/15 . (PXUA) 1.625% 2026/2/15 :
FAFUR - RYR | FAFUZ - YR ITALIAN GOVERNMENT BOND FRENCH GOVERNMENT BOND
S2UZ | EEE 6526 4734 (49U7) 295% 2038/9/1_ 2320201 (5552) "1% 2025/11/25 _ (163567
B ' - FRENCH GOVERNMENT BOND GERMAN GOVERNMENT BOND
FARSIL - Y27V [FARSIL - Y1l (O5V2) 2029/11/25 29127\ (1) 05%2026/2/15 162946
) 338 FRENCH GOVERNMENT BOND |, 15 g6 | ITALIAN. GOVERNMENT BOND |15 53
ARSIV | BEES 874 ( ) (I5VR) 1.5% 2031/5/25 : (FUP) 2% 2025/12/1 :
United States Treasury Note/Bond 172.884 ITALIAN GOVERNMENT BOND 148.614
FFox—7 - 70—% |[FFU—=T - JO-% (PXUA) 4.5% 2036/2/15 ' (A9U7) 1.45% 2025/5/15 i
= o= 1,118 (F1) RBEZELRE @BFFHEFSENTHEUELEA) o
FUN—U | BfEES 2,054 (D) (¥2) BTRBIEFTHET
F/o1—- 70X |[F/ID1—-J0-R .
_ - 1,394 WHEA S ERHZR
Jhor | ERES 3016 (") (1) SHE (GHESR) LHHR (EER)
FAOI-7Y - J0-% [FADI—FY - J0-% E B 8 E A EN
= o 1,476 B p) 534 <
2YT—7Y | BETE 1,494 ( 2 E sleszem 57 i % i %’3&5% NS
EVEEy g EVESS - NERT | BERETE @At | SEDLE | 28DIE | 26K7
vy vy F7XUn -’ 7 AUn - Rl FA| %] %| %| %| %
PE ! EfET 8.850 ( 7-27_5) 7xun| 73480  76881| 8428509| 347| —[347| —| =
- _ - . FHrS - KL [FAFS - B
FYU=y7 - UVFy N FYL=Y7 - UVFy b b 3,685 4,069| 366,576| 1.5 -5 -] -
[ [ 1,377 [F-2h5U7 - K [FA-205U7 - Kb
XL—rr | B 1.590 ( -) 1-Zh5U7 76,840 77,513 636,104 26 -1 26| -| -
[FR—oYI - 20F FR—5Y K- 207 A=l ﬁyﬁ?bz% $yyﬁm_1)b3'1% 108,452
- - 563 oY HR—) R R X 0.4 -] 04 — —
R=3SV K | BEEs 1.095 ( 5 ] AR RYF [FARUR RUR
-0 e AFUZ 10,930 13510| 2,080412| 86| -] 86| -| -
o—0 . 272 FARSTN - vasl [FARSTI - Yasl
FALSYR) EESS 676 ( < A25I 2,150 2718 90,595| 0.4 -lo4] -] -
F7Yv=7 702 [F7V¥-7 - 70-%
g Fi-0O :‘:1:65(? svv—|  6250|  8120| 144700| 06| -|o0e6| -| -
L &EE 2,07 E F/191-20-% [F/M91--70-%
Fs5ve) |BER % 073 ( -) JIz— 3,570 3589 47,100| 02| -|o02| -| -
F1—0 F1—0O [FR91-7 - 70-% [FA91-7Y 70-%
1—0 e 1417 A01=7Y 4,750 5244 68383 03| -|o3| -| -
vy | BREE 1828 ) TRy 3 A
F1-o I—0 XEYD 29,500 31.066| 170705| 07| —|o7| —-| -
a1—0 e :F6 821 [FIL-y7 - UvFy b Feb-97 - Uvyp
O5vz) | EEEES 11,432 (00 TL=y7 3.880 4100| 108992| 04| -—|o04| —-| -
-5V~ 207 5o A0F
e Ffi-0oO :‘:5——;25 KUK 2,850 3355| 98135 04| -—|o4| -| -
Ry EESS 7,717 e2L F1-—0O Fai-0O
( ) e (:FJ—D (%_Jb%m 1,650 1827 241951| 10| -] 10| -| -
1—0 o 5,488 Fi-0O Fa1-0O
S &l s 22 ’ —_
R v) | EREESE 6.9 2 e 3,660 4452| s589481| 24| -—| 24| -| -
Fa1—0O F1—0O
F1—0O F1—0O
1—0O - _
ou7) | BEEES 8,958 ( 5’44§) e 5,050 5914| 783033| 32| -|32] -| -
F1—0O F1—0O . Fa1—-0O F1—0O
1—0 - 373 0 18,750 22762 | 3,013533| 124 —[124] -| -
(T4I5UR) EfEEEEs 350 ( ) (J2V2RA) e e
T1-0 TL-0 R 12,380 14438| 1911450 | 79| —| 79| -| -
Gy | s 1,681 1,590 (EL2) : et EAL
(F—AKNUT) ( ) Fa1—0O Fi1i—0O
Fai-0o T1—-0 Gqwy| maeo|  13025| 1724388 70| —| 70| | -
(ji—_[lljiﬁjg‘fg) EfEEES 41,641 (27’7553) F1-0O F1—0O
(T1) SBERELRE EBITHEEENCBIIEA) . Go07) | 16670|  19.375| 2565070| 106| —[106| —| -
(£2) ( )NFEBICKDEAHT. LROHFICESENTH Y F A, F1-0] F1-O
(£3) BARBRYET, 1-0
e 880 o955| 126550| 05| -] os5| -| -
Fa1—0O Fa—0O0
J—0
Fau7) 2,000 2775 367454 15| —| 15| —-| -
e 72,200 85526 (11,322.913| 46.6| —[466] —| -
S = = —(23671.582| 975 —|975] —| —

CE1) HEMEREIT, BROBHZNBEEEYBETEREDMEZ S & ICRERES
BENEDBHBHAICKIIBHIND U— N THERELZBDTY,

(E2) #MALES, MEERECH T SHERDEIS.

(£3) HEEEA. SHBRORMKBIFNE T,

(E4) FHBERS KORMTBERICOV T FERBERES XS, BRERAHELVT—Y

EAFULCTVET,




4 DhRAMFESF T 7 VR (FOFsA) (EEHEERERZR)
(2) S1E (S1E5HR) AHHE (S8R

El H X
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FXUAR United States Treasury Note/Bond f& & 5 5.5000 400 516 56,592 | 2028/08/15
United States Treasury Note/Bond & &k = 6.2500 300 419 46,041 | 2030/05/15
United States Treasury Note/Bond & & 5.3750 950 1,275 139,811 | 2031/02/15
United States Treasury Note/Bond & &k =5 4.5000 370 491 53,901 | 2036/02/15
United States Treasury Note/Bond & & Z% 5.0000 320 451 49,494 | 2037/05/15
United States Treasury Note/Bond & &k = 3.5000 490 590 64,726 | 2039/02/15
United States Treasury Note/Bond & 5 25 4.3750 550 738 80,910 | 2039/11/15
United States Treasury Note/Bond & 5 % 4.6250 400 553 60,717 | 2040/02/15
United States Treasury Note/Bond & 5 2% 3.8750 350 443 48,604 | 2040/08/15
United States Treasury Note/Bond & 5 % 4.2500 580 770 84,434 | 2040/11/15
United States Treasury Note/Bond & 5 2% 3.7500 300 374 41,090 | 2041/08/15
United States Treasury Note/Bond f& & 5 3.1250 1,800 2,062 226,085 | 2042/02/15
United States Treasury Note/Bond & &k 2 3.1250 1,000 1,142 125,273 | 2043/02/15
United States Treasury Note/Bond & & 3.6250 2,200 2,711 297,307 | 2043/08/15
United States Treasury Note/Bond & &k = 3.3750 1,200 1,426 156,345 | 2044/05/15
United States Treasury Note/Bond & & 3.0000 250 279 30,653 | 2045/05/15
United States Treasury Note/Bond & &k = 2.8750 400 438 48,026 | 2045/08/15
United States Treasury Note/Bond & 5 % 2.5000 3.090 3.161 346,561 | 2046/02/15
United States Treasury Note/Bond & 5 % 2.5000 140 143 15,702 | 2046/05/15
United States Treasury Note/Bond & 5 2% 2.2500 400 389 42,728 | 2046/08/15
United States Treasury Note/Bond & 5 % 2.0000 3,700 3,905 428,143 | 2026/11/15
United States Treasury Note/Bond & 5 % 2.2500 500 534 58,568 | 2027/02/15
United States Treasury Note/Bond & & = 2.3750 3,220 3,461 379,537 | 2027/05/15
United States Treasury Note/Bond & 5 2% 3.0000 1,860 2,087 228,874 | 2047/05/15
United States Treasury Note/Bond & & 2.2500 1,970 2,101 230,346 | 2027/08/15
United States Treasury Note/Bond & ik 2% 2.2500 1,700 1.811 198,550 | 2027/11/15
United States Treasury Note/Bond & & 2.7500 1,300 1,394 152,907 | 2047/11/15
United States Treasury Note/Bond & i % 2.7500 6,950 7,625 835,942 | 2028/02/15
United States Treasury Note/Bond & 5 % 2.8750 920 1,017 111,547 | 2028/08/15
United States Treasury Note/Bond & i 3.0000 1,640 1,845 202,287 | 2048/08/15
United States Treasury Note/Bond & 5 % 3.1250 1,350 1.517 166,373 | 2028/11/15
United States Treasury Note/Bond & i % 3.3750 980 1,180 129,385 | 2048/11/15
United States Treasury Note/Bond & 5 % 2.6250 1,650 1,795 196,871 | 2029/02/15
United States Treasury Note/Bond & & = 3.0000 1,050 1,183 129,692 | 2049/02/15
United States Treasury Note/Bond & 5k 2% 2.8750 800 880 96,577 | 2049/05/15
United States Treasury Note/Bond f& & 5 2.3750 900 962 105,495 | 2029/05/15
United States Treasury Note/Bond & &k 25 2.1250 200 212 23,296 | 2026/05/31
United States Treasury Note/Bond f& & 5 1.8750 1,450 1,522 166,960 | 2026/07/31
United States Treasury Note/Bond & &k = 1.6250 1.050 1,061 116,397 | 2029/08/15
United States Treasury Note/Bond & 5 2 2.2500 1,130 1,096 120,203 | 2049/08/15
United States Treasury Note/Bond & &k = 1.3750 900 920 100,936 | 2026/08/31
United States Treasury Note/Bond & & % 1.7500 880 897 98,380 | 2029/11/15
United States Treasury Note/Bond & & = 2.3750 550 548 60,143 | 2049/11/15
United States Treasury Note/Bond & 5 2 2.0000 860 789 86,543 | 2050/02/15
United States Treasury Note/Bond & 5 &% 1.1250 400 401 44,057 | 2027/02/28
United States Treasury Note/Bond & 5 2% 0.6250 800 779 85,500 | 2027/03/31
United States Treasury Note/Bond & & = 0.6250 1,190 1,092 119,798 | 2030/05/15
United States Treasury Note/Bond & &k 25 1.2500 500 379 41,554 | 2050/05/15
United States Treasury Note/Bond & & 0.5000 320 308 33,826 | 2027/05/31
United States Treasury Note/Bond & ik 5 0.5000 450 433 47,486 | 2027/06/30
United States Treasury Note/Bond & & 0.6250 4,980 4,553 499,185 | 2030/08/15
United States Treasury Note/Bond & i 2% 0.3750 250 238 26,115| 2027/07/31
United States Treasury Note/Bond & & 1.3750 3,190 2,498 273,900 | 2050/08/15
United States Treasury Note/Bond & i 5 1.1250 900 738 80,994 | 2040/08/15
United States Treasury Note/Bond & 5 % 0.8750 800 746 81,818 | 2030/11/15
United States Treasury Note/Bond & i % 1.6250 930 777 85,271| 2050/11/15
United States Treasury Note/Bond & i & 1.3750 3.080 2,642 289,712 2040/11/15
United States Treasury Note/Bond & & & 1.8750 630 560 61,461 | 2051/02/15
United States Treasury Note/Bond & 5 2% 1.1250 1,280 1,218 133,589 | 2031/02/15
United States Treasury Note/Bond & 5 2% 1.2500 780 777 85,266 | 2028/03/31

mogse8 02, PR U S S SR S

A 73,480 76,881 8,428,509

FHFS - RV | FAFS - BlL

hre Canada Government International Bond f& & 5 2.7500 560 643 57,942 | 2064/12/01

CANADIAN GOVERNMENT BOND & i % 5.7500 300 429 38,706 | 2033/06/01
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CANADIAN GOVERNMENT BOND & * 5.0000 50 71 6,446 | 2037/06/01
CANADIAN GOVERNMENT BOND & B 4.,0000 100 132 11,970 | 2041/06/01
CANADIAN GOVERNMENT BOND & * 3.5000 225 285 25,687 | 2045/12/01
CANADIAN GOVERNMENT BOND & B 2.7500 100 112 10,148 | 2048/12/01
CANADIAN GOVERNMENT BOND & * 1.5000 240 246 22,203 | 2026/06/01
CANADIAN GOVERNMENT BOND & #* 1.0000 250 248 22,382| 2027/06/01
CANADIAN GOVERNMENT BOND & * 2.0000 290 305 27,479 | 2028/06/01
CANADIAN GOVERNMENT BOND & B 2.0000 170 163 14,726 | 2051/12/01
CANADIAN GOVERNMENT BOND & % 2.2500 660 705 63,572 | 2029/06/01
CANADIAN GOVERNMENT BOND & % 1.2500 740 724 65,309 | 2030/06/01
P L [52:00 DR D S SR SR S
N E e =@ 3,685 4,069 366,576
FA-ARSUT - Rl [FA=ANSUT - Rlb
F—ZABRSU7 | AUSTRALIAN GOVERNMENT BOND & B 4.7500 400 487 41,253 | 2027/04/21
AUSTRALIAN GOVERNMENT BOND & B 3.2500 450 512 43,403 | 2029/04/21
AUSTRALIAN GOVERNMENT BOND & 75 4.5000 1,260 1,613 136,606 | 2033/04/21
AUSTRALIAN GOVERNMENT BOND & % 3.7500 150 180 15,262 | 2037/04/21
AUSTRALIAN GOVERNMENT BOND & B 3.2500 320 360 30,487 | 2039/06/21
AUSTRALIAN GOVERNMENT BOND & B 2.2500 440 470 39,828 | 2028/05/21
AUSTRALIAN GOVERNMENT BOND & % 3.0000 200 212 17,999 | 2047/03/21
AUSTRALIAN GOVERNMENT BOND & #* 2.7500 600 661 56,004 | 2028/11/21
AUSTRALIAN GOVERNMENT BOND & % 2.7500 500 549 46,538 | 2029/11/21
AUSTRALIAN GOVERNMENT BOND & #* 2.5000 550 591 50,107 | 2030/05/21
AUSTRALIAN GOVERNMENT BOND & % 2.7500 380 394 33,424 | 2041/05/21
AUSTRALIAN GOVERNMENT BOND & B 1.5000 740 722 61,188 | 2031/06/21
AUSTRALIAN GOVERNMENT BOND & B 1.2500 150 141 11,938 | 2032/05/21
AUSTRALIAN GOVERNMENT BOND & * 1.0000 400 375 31,759 | 2030/12/21
AUSTRALIAN GOVERNMENT BOND & * 1.7500 300 239 20,301 | 2051/06/21
A ERE: 158847
N I e e 6840 - 7513 636104 T
FYUAR=IL - R FYYAR=I - RIb
I VHR=IL SINGAPORE GOVERNMENT & B 2.7500 100 114 9,368 | 2042/04/01
SINGAPORE GOVERNMENT & % 3.3750 100 117 9,680 | 2033/09/01
SINGAPORE GOVERNMENT & #* 2.8750 150 166 13,682 | 2029/07/01
SINGAPORE GOVERNMENT & 5 2.7500 80 92 7,613 | 2046/03/01
SINGAPORE GOVERNMENT & * 2.1250 250 264 21,720| 2026/06/01
SINGAPORE GOVERNMENT & 5 2.2500 120 126 10,362 | 2036/08/01
SINGAPORE GOVERNMENT & 75 2.6250 220 239 19,661 | 2028/05/01
SINGAPORE GOVERNMENT & 75 1.8750 200 199 16,363 | 2050/03/01
@ m|EAR] . 2211 R B RS NU R SR
NS e s 1,220 1,319 108,452
FAFUR - RYR [FAFUR RN
A4FUR United Kingdom Gilt & #* 1.5000 200 210 32,461| 2026/07/22
United Kingdom Gilt & % 1.7500 150 159 24,575 | 2037/09/07
United Kingdom Gilt & 5 1.7500 230 253 39,061 | 2057/07/22
United Kingdom Gilt & 5 1.2500 350 364 56,122 | 2027/07/22
United Kingdom Gilt f& 5 1.6250 590 629 96,994 | 2028/10/22
United Kingdom Gilt & B 1.6250 1,030 1,176 181,155 | 2071/10/22
United Kingdom Gilt & * 1.7500 410 439 67,629 | 2049/01/22
United Kingdom Gilt & 5 0.8750 390 391 60,313 | 2029/10/22
United Kingdom Gilt & * 1.2500 500 485 74,712 | 2041/10/22
United Kingdom Gilt & B 0.5000 60 44 6.825| 2061/10/22
United Kingdom Gilt & * 0.1250 300 289 44,559 | 2028/01/31
United Kingdom Gilt & #* 0.6250 600 549 84,604 | 2035/07/31
United Kingdom Gilt & B 0.2500 600 555 85,500 | 2031/07/31
United Kingdom Gilt & 5 0.8750 540 474 73,098 | 2046/01/31
United Kingdom Gilt & 5 4.2500 200 267 41,137 | 2032/06/07
United Kingdom Gilt f& 5 4.2500 400 562 86,686 | 2036/03/07
United Kingdom Gilt & 5 4.7500 360 555 85,527 | 2038/12/07
United Kingdom Gilt & * 4.2500 540 962 148,182 | 2055/12/07
United Kingdom Gilt & 5 4.2500 200 247 38,039 | 2027/12/07
United Kingdom Gilt & Z5 4.5000 630 993 153,001 | 2042/12/07
United Kingdom Gilt & B 4.7500 300 405 62,458 | 2030/12/07
United Kingdom Gilt & 5 4.2500 300 442 68,137 | 2039/09/07
United Kingdom Gilt & B 4.5000 270 381 58,694 | 2034/09/07
United Kingdom Gilt & * 4.2500 50 74 11,516 | 2040/12/07
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United Kingdom Gilt & 5 3.7500 700 1,110 170,949 | 2052/07/22
United Kingdom Gilt & 5 3.2500 180 243 37,541 | 2044/01/22
United Kingdom Gilt & 25 3.5000 100 177 27,300 | 2068/07/22
United Kingdom Gilt & 5 3.5000 750 1,062 163,623 | 2045/01/22
P AL pass 2Ll R SR N SR S
e 10,930 13510 2,080,412
FARSIW Y2yl FARSI - YaTl
AASIIL Israel Government Bond - Fixed & 5 6.2500 550 713 23,795 | 2026/10/30
Israel Government Bond - Fixed E 5 5.5000 450 702 23,422 | 2042/01/31
Israel Government Bond - Fixed & Z5 3.7500 500 626 20,890 | 2047/03/31
Israel Government Bond - Fixed & B 2.2500 450 488 16,274 | 2028/09/28
Israel Government Bond - Fixed & Z5 1.5000 200 186 6,211 | 2037/05/31
I I T2 S2z:11) A S SU SRR S SRS
R 2,150 2,718 90,595
F7UN-7 - J0-% [F7UN—=7 - J0-%
FII—=T DANISH GOVERNMENT BOND E 5 4.5000 2,450 4,260 75,830 | 2039/11/15
DANISH GOVERNMENT BOND E 75 0.5000 1,800 1,882 33,506 | 2027/11/15
DANISH GOVERNMENT BOND f& 5 0.5000 1,300 1,356 24,149 2029/11/15
DANISH GOVERNMENT BOND & B 0.2500 700 629 11,213 | 2052/11/15
I 12 T2 e <11 O B RS NUR SR SR
T 6.250 8,129 144,700
F/o1—70-% [F/ 91— 70-%
JIboxz— NORWEGIAN GOVERNMENT BOND = 5 1.7500 200 206 2,709 | 2027/02/17
NORWEGIAN GOVERNMENT BOND & B 2.0000 500 524 6,876 | 2028/04/26
NORWEGIAN GOVERNMENT BOND & 5 1.7500 870 893 11,726 | 2029/09/06
NORWEGIAN GOVERNMENT BOND & 5 1.3750 1,000 991 13,009 | 2030/08/19
NORWEGIAN GOVERNMENT BOND & 5 1.2500 1,000 974 12,778 | 2031/09/17
w OEERM] . (i1 D AU R SR S SR
A 3,570 3,589 47100
FAv1-7V70-% [FADI-7Y - J0-%
A9I—FV SWEDISH GOVERNMENT BOND & 75 3.5000 850 1,241 16,191 | 2039/03/30
SWEDISH GOVERNMENT BOND & 5 1.0000 1,000 1,053 13,743 | 2026/11/12
SWEDISH GOVERNMENT BOND E 5 0.7500 900 935 12,197 | 2028/05/12
SWEDISH GOVERNMENT BOND & 75 0.7500 1,100 1,140 14,875 | 2029/11/12
SWEDISH GOVERNMENT BOND = 5 0.1250 900 872 11,376 | 2031/05/12
I~ I T2 3241 N S SR U S SRS
NOE e @ 4,750 5,244 68,383
FAFYD - RY [FAFYT - RY
XFv1 Mexican Bonos & = 8.0000 1,000 1,010 5,554 | 2047/11/07
Mexican Bonos E 5 7.5000 2,000 2,109 11,590 | 2027/06/03
Mexican Bonos El Z5 8.5000 5,500 6,116 33,607 | 2029/05/31
Mexican Bonos & &5 8.5000 3,500 3,784 20,796 | 2038/11/18
Mexican Bonos & E= 7.7500 2,000 2,116 11,628 | 2031/05/29
Mexican Bonos & 5 7.7500 5,000 4,968 27,298 2042/11/13
Mexican Bonos = 5 7.7500 10,500 10,960 60,228 | 2034/11/23
P T V613 R NN S SRR R SR
N 29,500 31,066 170,705
FIV=I7 - UvFyh [FIL-I7 - UvFyh
XLb—o7 MALAYSIAN GOVERNMENT & &5 4.4980 700 765 20,354 | 2030/04/15
MALAYSIAN GOVERNMENT & 5 3.8440 500 502 13,358 | 2033/04/15
MALAYSIAN GOVERNMENT & 5 3.7330 500 524 13,933 | 2028/06/15
MALAYSIAN GOVERNMENT & 5 4.9350 300 327 8,698 | 2043/09/30
MALAYSIAN GOVERNMENT & 5 4.2540 500 520 13,824 | 2035/05/31
MALAYSIAN GOVERNMENT £ = 4.7360 1,180 1,244 33,092 | 2046/03/15
MALAYSIAN GOVERNMENT & 5 4.7620 200 215 5,730 | 2037/04/07
i V6.3 R NN S SR R SR
N 3,880 4,100 108,992
Fi-5 K- 20F FR-5VR - 207
K=V R Poland Government Bond & B 2.5000 800 849 24,841 | 2026/07/25
Poland Government Bond & E= 2.5000 500 529 15,488 | 2027/07/25
Poland Government Bond = 5 1.2500 120 113 3,317 | 2030/10/25
Poland Government Bond El 5 5.7500 1,430 1,863 54,488 | 2029/04/25
B oEERM] . e 1) W N U SRR SR SR
N 2,850 3,355 98,135
F1—0O F1—0O
1-0 (P4IW3YR) | IRISH TREASURY & 5 2.4000 200 240 31,851 | 2030/05/15
IRISH TREASURY & 5 2.0000 220 274 36,301 | 2045/02/18
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IRISH TREASURY & & 5 1.0000 300 319 42,313 | 2026/05/15
IRISH TREASURY & 5k 2% 1.7000 140 163 21,634 | 2037/05/15
IRISH TREASURY f& & 5 0.9000 50 53 7,073 2028/05/15
IRISH TREASURY & 5k 2% 1.3000 160 177 23,436 | 2033/05/15
IRISH TREASURY & & ZF 1.1000 150 162 21,5121 2029/05/15
IRISH TREASURY & 5 2% 1.5000 130 146 19,343 | 2050/05/15
IRISH TREASURY & 5 25 — 300 290 38,484 | 2031/10/18
_ | 884 OfEtR
e | R E 850 857 | Eags T
F+1-—-0O F1—-0O
1—0 (#5%9) | NETHERLANDS GOVERNMENT BOND & 5k 2% 5.5000 350 486 64,367 | 2028/01/15
NETHERLANDS GOVERNMENT BOND & 5 =% 4.0000 350 552 73,201 | 2037/01/15
NETHERLANDS GOVERNMENT BOND & 5k 2% 3.7500 400 671 88,849 | 2042/01/15
NETHERLANDS GOVERNMENT BOND & i 2.5000 80 102 13,561 | 2033/01/15
NETHERLANDS GOVERNMENT BOND & 5k 2% 2.7500 250 390 51,751 | 2047/01/15
NETHERLANDS GOVERNMENT BOND f& & 5 0.5000 400 419 55,485 | 2026/07/15
NETHERLANDS GOVERNMENT BOND & 5 2% 0.7500 400 426 56,455 | 2027/07/15
NETHERLANDS GOVERNMENT BOND & i ZF 0.7500 150 160 21,255 | 2028/07/15
NETHERLANDS GOVERNMENT BOND f& 5 2% 0.2500 200 206 27,306 | 2029/07/15
NETHERLANDS GOVERNMENT BOND & 5k 2% 0.5000 100 102 13,595 | 2040/01/15
NETHERLANDS GOVERNMENT BOND & 5 2% - 200 200 26,592 | 2030/07/15
NETHERLANDS GOVERNMENT BOND & & # - 200 170 22,518 | 2052/01/15
NETHERLANDS GOVERNMENT BOND & 5 % - 300 298 39,551 | 2031/07/15
NETHERLANDS GOVERNMENT BOND & 5 5 - 280 264 34,987 | 2038/01/15
o | B8 W 14884%
e | B E ) 4as3|msasi| T
F1—0O F+a1-—0O
1—0 (N)bF-) | Belgium Government Bond & &k =5 1.0000 490 530 70,224 | 2031/06/22
Belgium Government Bond & Z5 1.9000 200 240 31,829 | 2038/06/22
Belgium Government Bond & z5 1.0000 900 962 127,487 | 2026/06/22
Belgium Government Bond f& & % 2.1500 350 468 61,975| 2066/06/22
Belgium Government Bond & &k = 0.8000 160 170 22,541 | 2027/06/22
Belgium Government Bond & 5k 2% 2.2500 100 134 17,792 | 2057/06/22
Belgium Government Bond f& 5 2% 1.4500 400 451 59,790 | 2037/06/22
Belgium Government Bond & 5k 2% 0.8000 600 640 84,756 | 2028/06/22
Belgium Government Bond f& & Z5 0.9000 300 322 42,664 | 2029/06/22
Belgium Government Bond & &k 25 1.7000 200 234 30,979 | 2050/06/22
Belgium Government Bond f& & 5 0.1000 500 500 66,273 | 2030/06/22
Belgium Government Bond & &k 25 0.4000 50 46 6,196 | 2040/06/22
Belgium Government Bond & & Z5 4.2500 150 246 32,655 | 2041/03/28
Belgium Government Bond & &k = 3.7500 350 566 75,003 | 2045/06/22
Belgium Government Bond & &k 3.0000 300 399 52,862 | 2034/06/22
_ | 884 1581
e | I E 5050 so14| ys0ss| T
F1—-0O F1—0O
1—-0 (I5VA) | FRENCH GOVERNMENT BOND & 5k 2% 5.5000 1,040 1,497 198,276 | 2029/04/25
FRENCH GOVERNMENT BOND & 5 % 5.7500 800 1,294 171,332| 2032/10/25
FRENCH GOVERNMENT BOND & 5k 2% 4.0000 500 919 121,698 | 2055/04/25
FRENCH GOVERNMENT BOND f& & 5 4.0000 1,400 2,183 289,106 | 2038/10/25
FRENCH GOVERNMENT BOND & 5k 2% 4.5000 300 510 67,628 | 2041/04/25
FRENCH GOVERNMENT BOND f& &k 5 4.0000 260 498 65,932 | 2060/04/25
FRENCH GOVERNMENT BOND & 5k 2% 2.7500 1,600 1,905 252,240 | 2027/10/25
FRENCH GOVERNMENT BOND & & % 3.2500 600 911 120,686 | 2045/05/25
FRENCH GOVERNMENT BOND & 5 2% 2.5000 400 486 64,372 | 2030/05/25
FRENCH GOVERNMENT BOND & 5 2% 1.5000 1,980 2,233 295,755 | 2031/05/25
FRENCH GOVERNMENT BOND & 5 % 0.5000 1,420 1,479 195,891 | 2026/05/25
FRENCH GOVERNMENT BOND & 5 2% 1.2500 1,050 1,155 152,982 | 2036/05/25
FRENCH GOVERNMENT BOND & 5 % 1.7500 370 447 59,220 | 2066/05/25
FRENCH GOVERNMENT BOND & 5k 2% 0.2500 300 308 40,862 | 2026/11/25
FRENCH GOVERNMENT BOND f& & 5 1.7500 100 118 15,719 | 2039/06/25
FRENCH GOVERNMENT BOND & 5k 2% 1.0000 1,150 1,235 163,534 | 2027/05/25
FRENCH GOVERNMENT BOND f& &k 5 2.0000 600 749 99,263 | 2048/05/25
FRENCH GOVERNMENT BOND & 5 2% 0.7500 700 742 98,281 | 2028/05/25
FRENCH GOVERNMENT BOND & i ZF 1.2500 180 198 26,275 | 2034/05/25
FRENCH GOVERNMENT BOND & 5 2% 0.7500 80 84 11,230 | 2028/11/25
FRENCH GOVERNMENT BOND & & Z5 1.5000 200 225 29,790 | 2050/05/25




A OhRMRESFT 7 K (FOFsH) (BiEtEIRERER)

El B x
X B # L] =2 BFE A X\ @ = & il f i BEHHH
NERET | BERESE
% F1-—-0O Fa1-—0O +H
FRENCH GOVERNMENT BOND & 8 25 0.5000 800 830 110,008 | 2029/05/25
FRENCH GOVERNMENT BOND & 5 # - 1,750 1,738 230,190 | 2029/11/25
FRENCH GOVERNMENT BOND & 8 =5 0.5000 670 640 84,734 | 2040/05/25
FRENCH GOVERNMENT BOND & 8 25 0.5000 500 366 48,516 | 2072/05/25
LR 2584
el E I | IS IRRRSR NSRS IR T5750] T Faves] Eoissss| T
F1—0O F1—0
1—0 (RqY) | GERMAN GOVERNMENT BOND & 5 4.7500 860 1,399 185,325 | 2034/07/04
GERMAN GOVERNMENT BOND & 5 2% 4.2500 100 173 22,914 | 2039/07/04
GERMAN GOVERNMENT BOND f& 5 = 4.7500 130 241 32,003 | 2040/07/04
GERMAN GOVERNMENT BOND & i ZF 3.2500 700 1,134 150,161 | 2042/07/04
GERMAN GOVERNMENT BOND & 8 25 2.5000 960 1,435 189,981 | 2044/07/04
GERMAN GOVERNMENT BOND & 5 # 2.5000 50 76 10,072 | 2046/08/15
GERMAN GOVERNMENT BOND & 5 - 400 410 54,363 | 2026/08/15
GERMAN GOVERNMENT BOND & 5 0.2500 1,050 1,093 144,785 | 2027/02/15
GERMAN GOVERNMENT BOND & & ZF 0.5000 750 794 105,121 | 2027/08/15
GERMAN GOVERNMENT BOND & 5 1.2500 920 1,120 148,357 | 2048/08/15
GERMAN GOVERNMENT BOND & BF 25 0.5000 680 720 95,452 | 2028/02/15
GERMAN GOVERNMENT BOND & 5 0.2500 1,800 1,877 248,627 | 2028/08/15
GERMAN GOVERNMENT BOND & 5 25 - 310 316 41,883 | 2029/08/15
GERMAN GOVERNMENT BOND f& 5 = - 300 263 34916 | 2050/08/15
GERMAN GOVERNMENT BOND & i ZF - 1,150 1,171 155,057 | 2030/02/15
GERMAN GOVERNMENT BOND f& 5 2 - 940 924 122,345 | 2035/05/15
GERMAN GOVERNMENT BOND & 5 # - 180 183 24,307 | 2030/08/15
GERMAN GOVERNMENT BOND & 5 - 800 809 107,118 | 2031/02/15
GERMAN GOVERNMENT BOND & i — 300 291 38,654 | 2036/05/15
EEE 198848
el E 1 I ISR NSRS I (PEES] Taxss| isiidse| T
F1—0O F1—0
1—0 (AR4Y) | SPANISH GOVERNMENT BOND & 5 6.0000 50 71 9,514 | 2029/01/31
SPANISH GOVERNMENT BOND & & =5 2.9000 250 328 43,443 | 2046/10/31
SPANISH GOVERNMENT BOND & 5 3.4500 180 267 35,380 | 2066/07/30
SPANISH GOVERNMENT BOND & & 1.3000 850 913 120,956 | 2026/10/31
SPANISH GOVERNMENT BOND & 5 = 2.3500 450 532 70,435 | 2033/07/30
SPANISH GOVERNMENT BOND & & 25 1.4000 800 867 114,875 | 2028/04/30
SPANISH GOVERNMENT BOND & 8 25 2.7000 740 942 124,781 | 2048/10/31
SPANISH GOVERNMENT BOND & 5 # 1.4500 1,100 1,197 158,543 | 2029/04/30
SPANISH GOVERNMENT BOND & 8 =5 1.8500 400 448 59,328 | 2035/07/30
SPANISH GOVERNMENT BOND & 5 0.6000 400 407 53,888 | 2029/10/31
SPANISH GOVERNMENT BOND & & 25 0.5000 950 954 126,310 | 2030/04/30
SPANISH GOVERNMENT BOND & 5 0.8000 1,200 1,254 166,026 | 2027/07/30
SPANISH GOVERNMENT BOND & & =5 1.2000 730 721 95,545 | 2040/10/31
SPANISH GOVERNMENT BOND & 5 0.1000 600 571 75,715 | 2031/04/30
SPANISH GOVERNMENT BOND & & 25 1.4500 300 252 33,447 | 2071/10/31
SPANISH GOVERNMENT BOND & 5 = 5.7500 500 774 102,585 | 2032/07/30
SPANISH GOVERNMENT BOND & & 25 4.2000 500 732 96,914 | 2037/01/31
SPANISH GOVERNMENT BOND & 8 25 4.9000 400 656 86,892 | 2040/07/30
SPANISH GOVERNMENT BOND & 5 # 4.7000 60 97 12,845 | 2041/07/30
SPANISH GOVERNMENT BOND & 8 25 5.1500 500 681 90,254 | 2028/10/31
SPANISH GOVERNMENT BOND & 8 25 5.1500 200 352 46,703 | 2044/10/31
_, | B8 W 21884
el E | I ISR NSRS I KAL) (EX P RS
F1—0O F1—0
1—-0 (49U7) | ITALIAN GOVERNMENT BOND & 5 6.5000 360 495 65,630 | 2027/11/01
ITALIAN GOVERNMENT BOND & & =5 3.2500 350 442 58,558 | 2046/09/01
ITALIAN GOVERNMENT BOND & 5 1.6500 1,090 1,150 152,254 | 2032/03/01
ITALIAN GOVERNMENT BOND & & 25 1.6000 900 958 126,873 | 2026/06/01
ITALIAN GOVERNMENT BOND & 5 = 2.2500 1,050 1,162 153,845 | 2036/09/01
ITALIAN GOVERNMENT BOND & & 25 2.8000 300 337 44,733 | 2067/03/01
ITALIAN GOVERNMENT BOND & 8 25 2.4500 600 681 90,219 | 2033/09/01
ITALIAN GOVERNMENT BOND & 5 # 2.2000 1,820 2,007 265,811 | 2027/06/01
ITALIAN GOVERNMENT BOND & 8 =5 3.4500 680 889 117,709 | 2048/03/01
ITALIAN GOVERNMENT BOND & 5 2.9500 1,800 2,166 286,794 | 2038/09/01
ITALIAN GOVERNMENT BOND & & 25 2.0000 80 87 11,569 | 2028/02/01
ITALIAN GOVERNMENT BOND & 5 3.8500 600 839 111,152 | 2049/09/01
ITALIAN GOVERNMENT BOND & & % 3.0000 370 434 57,526 | 2029/08/01
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SAODRIAMFRESF 77V R (FOFsA) (Ei&HREIXEREMA)
E| HA x
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NER®E BEBRESSR
% F1-—-0O F1-—-0O FM
ITALIAN GOVERNMENT BOND & 5 25 2.4500 150 163 21,698 | 2050/09/01
ITALIAN GOVERNMENT BOND & 8 25 1.4500 350 350 46,362 | 2036/03/01
ITALIAN GOVERNMENT BOND & 5 1.6500 250 265 35,125 | 2030/12/01
ITALIAN GOVERNMENT BOND & 5 0.9500 280 287 38,036 | 2027/09/15
ITALIAN GOVERNMENT BOND & 5 25 1.8000 400 403 53,360 | 2041/03/01
ITALIAN GOVERNMENT BOND & 8 25 0.9000 1,200 1,187 157,228 | 2031/04/01
ITALIAN GOVERNMENT BOND & 5 0.2500 500 487 64,587 | 2028/03/15
Italy Buoni Poliennali Del Tesoro & &k 25 6.0000 280 412 54,621 | 2031/05/01
Italy Buoni Poliennali Del Tesoro & & 35 5.0000 250 385 51,046 | 2040/09/01
Italy Buoni Poliennali Del Tesoro & 8 25 4.7500 1,190 1,533 202,986 | 2028/09/01
Italy Buoni Poliennali Del Tesoro & &k = 4.7500 70 108 14,338 | 2044/09/01
Italy Buoni Poliennali Del Tesoro & 5 75 3.5000 1,750 2,137 282,997 | 2030/03/01
_, | 58 W 258848
el - e A A 16670 19375| 2565070
F1-—0O F1—0O
1-0 (74v3YR) | Finland Government Bond & 5 0.7500 100 106 14,076 | 2031/04/15
Finland Government Bond & & % 1.3750 60 70 9,370 | 2047/04/15
Finland Government Bond & 8 =5 0.5000 190 199 26,361 | 2027/09/15
Finland Government Bond & 5 = 1.1250 150 165 21,929 | 2034/04/15
Finland Government Bond & 5 0.5000 100 104 13,831 | 2029/09/15
Finland Government Bond & 5 25 0.1250 150 125 16,596 | 2052/04/15
Finland Government Bond & 5 % 2.6250 130 184 24,384 | 2042/07/04
_, | 28 W 758
Ol S e e ) o} IO ot B L) I
Fi1—0O Fi1—0O
1-0 (#=AKU7) | Austria Government Bond & 8 25 1.5000 70 83 11,033 | 2047/02/20
Austria Government Bond & 5 = 1.5000 100 123 16,382 | 2086/11/02
Austria Government Bond & 5 # 0.7500 260 276 36,638 | 2028/02/20
Austria Government Bond & i % 0.5000 200 208 27,662 | 2029/02/20
Austria Government Bond & & - 100 99 13,200 | 2030/02/20
Austria Government Bond & 5 = 0.7500 150 149 19,792 | 2051/03/20
Austria Government Bond & 5 4.1500 500 789 104,459 | 2037/03/15
Austria Government Bond & i % 3.8000 290 582 77114 2062/01/26
Austria Government Bond & 8 25 3.1500 150 233 30,915 | 2044/06/20
Austria Government Bond & i % 2.4000 180 228 30,253 | 2034/05/23
_, | 58 W 108848
el - e A S A 2000 2775367454 T
5| 8 W 145884
I N e e 72200 85526| 11322913
A o | BB 305821
I e e e 23671582 T

(E1) BERBREF, HROHIZNESBYEETEEBOMEZD & ICREGTEHRNED DSTEITACIVEHIND U— N CHERELICHDTT,
(X2) BEETHE. SHHEORIREEIE T,
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SAODERFRES T 7 R (FOFsH) (EiSHEREIRERER)
MR EETIEDERK
20215581481 %E

m 7 X

= = ¥ @ &I =

e %
NSRS 23,671,582 97.4
J—)U - O—2%., Z0ftt 621,550 2.6
REEAERR 24293133 100.0

(E1) FHBERDBAIRIEFVIE T,

(E2) SNEREER. HROBHZNEZEYERETELBOMEZD & ICREEFER
RNEDBEHBETECIVELIND LU — MTHERBELICHDTY, Bd3. 5

B14BICET2HEBRBEL — b,
RJL=90.09M.
82.18M.
=D
7 - UrFy h=26581MH.
OF =29.247MH.

12—Ab35U7
1TA4FUR - Ry F=153.98M.
17U<—0 - 70—3%=17.80M.,
A9 I—FY - J0—x=13.04M,
1M727Uh - 5 R=775M.
11—0=132.39HTC9Y,

17%U% - RJL=109.63M. 1075 -
S RIL=8466M. 1Y YAR—IL - KL=
T4 25T - ¥ar)b=33329
T /9T — - J0—%=13.12M. 1
TXFYT - RY=5494, 1TL—Y
TH—SV R 2

(0X3) BHRICHITHNERMEE (24,098,059FH) DREGTEMEME
(24,293,133FM) [CHTBHEF. 99.2% T,

BEE. 8fF. XS LUCEEMEDINR

20215 5R1481R#E

15 S| El H B

(A) BE 24,484,592,646H
J—-)L-0—VF 438,846,889
RHHEGHDER) 23,671,582,526
ENION 193,033,823
RINHIR 153,478,162
AHLEEF 27,651,246
(B) &af& 209,434,599
eSS 191,465,465
RIS 17,969,009
ZDtRILERA 125
(C) HEEEEA(A—B) 24,275,158,047
TR 20,797,519,299
AR T 3.477,638,748

(D) SEELOH 20,797,519,29900

1705 Y E4(figE(C /D) 11,672H

*HIEICH T B TTAREE17,095,992,230M. HIERMBRBIPICHIF D EIRETALEE
7,564,774,502M. [Ef#HITTAEEE3,863,247,433F T,
FHBPRICHIFRHVY—T 7Y FEREWNRE T DREGEDTARG. 91 TPRHA

R EZH T 7 > K (FOFsA)

(EAEHBIREREM) 20,797,519,299T9,

s BHIROFROMZ D OMEERE 11,672 T,

WERDIRR
L B202096 58158 FE202145814H
15 S| El il
(A) BEEFR R 408,340,906H
REFIR 408,863,367
LA A 522,461
(B) AffisEzs>cE i 584,844,280
byl 2,255,435,074
TEIR A1,670,590,794
(C) ZnfthEmR A 2,446,523
(D) ZifpERE(A+B+C) 990,738,663
(E) AiffiREUSTmS 1,911,548,925
(F) B=EnE A 680,746,313
(G) EBNfEEEEERE 1,256,097,473
(H) 85t(D+E+F+QG) 3,477,638,748
JERREIRTSE (H) 3,477,638,748

(E1) BEEassld. —BRORORNEEE TAEOERZVL. TEZTOD
SaEfEmeE LT, LO56(dERE UTUIESINE T,

(E2) ENEEEEEE L, BNEREETAEDERZVV. TAZ O3 5EE
BRELT, LORHEEFEE L TUEENE T,
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[SwvXaAvyz)bya (BREIAT/ZRIVIAT / BRIAT) | BUAVEOHNBERERS

HEIRERSH)

20—\ -

(A VE,

J0-N -

) | [CRELTHURIH

(F) 202156 B15HERTAFURSIBIDREMRD Z/HLTHIET.

JA7EHT 7
A7EHFT 7V K (EEEREIRERER)

S(EPIHGES
20204 5 B2981R#%

=1

WEEEDOTMEE (Bl ¥31,430,712,742)
SNEBED:TMER (Fif ¥132,501)
NERBITENS | DsHiiE
MBS | D ER

JEEER D v THS | DF iR

hIGEE SN D D v SEE D%
JEIEAD W TEB IO T U= T I
PRBHIND D w TS IDZL U

EEIIY

7]'?/9 IN—=F 1 ~DFFEEE
TOMEE

BEGE

&if
g%lﬁ:@f‘ﬁ%}%ﬁi% |DFFEHE

JEIERD v TEG |DFHE
PoEBETN S AT v S |DFHE
[EBERD v TEHOZIM T U7 I
PGEEIND AT v TS I DZW U=
POUEER D v FES | DSBS
hoVI—=IN—F 4 h5DEEE

K

WE

BABHDRE
BETEOEES
SEFATHERA
(REA

o

RO EIBAT R
L5

SEE BAE )

ikl

Z DA

S&5E

&

S

Class A
RITEOH
Class A
10HYMiEEE
Class A

EastESE
B20196 6818 ZE202045H829H

AN

#H

RHFR RREURET ¥405,7941Ek4)
RERDEET

ERR R

RESTLIRIM

BB FLUBESM IR
%EMH

peti=cilin

SKIRIET S & UFHliEES :
SKIRISM ¢

SEZSIRE
5%'«*%@% |

v TELS |
%l%g‘ﬁﬂﬁ |BRUNERETENSI
TSRIRR

Eﬁﬂ;ﬁ@gﬁl
AFIRE

IR -

25w FERE|

SIS
NERSREFES JUNERETERS]
FHTS DFZEE)

Ealiia

EFADEBRE U HEEDISH

VR (EEEEERER)
(a4 VE. @)

30.669,080,077
133,138
251,145,643
25,863,282
212,831,331
1,081,336,305
124,920,411
62,054,410

14,798,792
337.223,749
373,409,815

54,982
33.152,851,935

361,795,134
14,610,728
29,982,568

198,120,194

153,287.640

132,171,314

791,712,254
96,961,498

20,814,397
10,000,000
40,752,960
7,975,307
7,411,910
3,769,935
846,077
842,597
48,990
509,282

1.871.612,785

31.281,239.150

31.281,239,150
2,811,101
11,128

1.005.887.158

1.005.887.158

92,184,587
45,986,756
21,673,835
6,979,768
4,007,531
3,612,305
1,161,676

175.606.458

830,280,700

(418,281,147)
1,815,671,672
(1,334,990.,780)

182,542,839

244,942,584

(125,473,258)
1,047,189,289
(213,278,735)
(224,517,309)

483,919.987

728,862,571

1,559,143.271

(TFA4< V5% B8

5 [70-NU - A7ESHT 7R (GBS
BIFOASEIF2020%F 5 B29HREHFDHDTI,
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J0-Nb - A7EHFT7 VR (EEHEEIREREH)

EUNCEL
HE
EUR 1700000
EUR 963273
EUR 310,000
CAD 180,000
EUR 600,000
UshD 2726400
EUR 815,000
CAD 247 466
usb 50,000
usb 50,000
usb 30,000
usb 60,000
usb 545,000
usb 210,000
usb 300,000
usb 115,000
usb 90,000
CAD 450,000
CAD 600,000
CAD 200,000
CAD 200,000
usb 125,000
CAD 500,000
usb 1500000
Usb  2250,000

faAES)

&% (97.3%)

FZIWEBYF (0.4%)

EfiR (0.4%)

Argentine Republic Government International Bond
3.38% due 12/31/38 (a)

7.82% due 12/31/33 (a)

EfEEEt

FIEYF &R (it ¥209,278,828)
F—ZABSU7 (0.1%)

& (0.1%)

BHP Billiton Finance, Ltd.

5.63% due 10/22/79 (b).(c)

HESE

F—2A RS U7 EE (Effi ¥40,811,256)
F—Z U7 (0.1%)

Efif (0.1%)

Republic of Austria Government International Bond
5.38% due 12/01/34 (d)

EfE&st

F—Z U7 EE (Eifi ¥18,832,870)
N)bF— (0.2%)

& (0.2%)

Ageas

3.25% due 07/02/49 (b).(c)

HESE

N)LF¥—E&5t (& ¥74,528,536)
TSV (0.9%)

1% (0.9%)

Brazil Minas SPE via State of Minas Gerais
5.33% due 02/15/28

fa=5y

TS YIVEET (Eiil ¥306,856,743)
JIWHUT (0.4%)

B (0.4%)

Bulgaria Government International Bond
3.13% due 03/26/35

EffEEEt

TIWAUFPES (Effi ¥113,495,364)
HFF (1.1%)

HEIBREES (0.1%)

Real Estate Asset Liquidity Trust, Series 2020-1A, Class A1
2.38% due 02/12/55 (c).(d)
HEBRISSE

#tfR (0.4%)

Bausch Health Cos, Inc.

5.00% due 01/30/28 (b).(d)

5.25% due 01/30/30 (b).(d)

5.75% due 08/15/27 (b).(d)

7.25% due 05/30/29 (b).(d)
Bombardier, Inc.

7.50% due 12/01/24 (b).(d)

7.88% due 04/15/27 (b).(d)
Cenovus Energy, Inc.

4.25% due 04/15/27 (b)

MEG Energy Corp.

7.13% due 02/01/27 (b).(d)

Nutrien, Ltd.

4.20% due 04/01/29 (b)

HESE

EfR (0.6%)

City of Montreal Canada

3.15% due 09/01/28

City of Toronto Canada

2.65% due 11/09/29

Hydro-Quebec

6.00% due 02/15/40

Province of British Columbia Canada
2.80% due 06/18/48

Province of Quebec Canada

7.14% due 02/27/26 (e)

Province of Saskatchewan Canada
2.75% due 12/02/46

EffEEEt

HF9EEt (Eifi ¥370,744,935)
TARVHEE (12.0%)

HEBRIES (12.0%)

Allegro CLO XI Ltd., Series 2019-2A, Class ATA
3.23% due 01/19/33 (b).(c).(d)
Anchorage Capital Clo 11 Ltd,, Series 2019-11A, Class A
2.49% due 07/22/32 (b).(0).(d)

FRa kS

¥ 67327479

47.992,046

115,319,525

115,319,525

42630924

42,630,924
42,630,924

20,386,747

20,386,747
20,386,747

73451924

73,451,924
73,451,924

294,098,796

294,098,796
294,098,796

115,379,086

115,379,086

115,379,086

19,036,355

19,036,355

5,204,839
5,305,949
3,458,940
6,968,300

35,792,427
13,461,488

29,390,617

11,282,149

11,067,615

121,932,324

39,167,969

50,823,294

25334,014

17,962,640

17,728,574

41,780,632

192,797,123
333,765,802

157,760,785

237,188,429

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

EUR
EUR

CNH

(R Ee%: Nl i)

&

1,250,000

250,000

500,000

2,000,000

1497336

500,000

497,448

1,250,000

250,000

1,000,000

1,000,000

2,250,000

249,390

750,000

1,000,000

996,480

300,000

250,000

750,000

3,000,000

495,766

745581

2,250,000

500,000

250,000

1,250,000

500,000

250,000

525,057

1,250,000

3,000,000

1486074

300,000
160,000

2,000,000

R

Ballyrock CLO 2019-2 Ltd., Series 2019-2A, Class ATA
1.63% due 11/20/30 (b),(),(d)

Benefit Street Partners CLO XII, Ltd, Series 2017-12A, Class A1
2.47% due 10/15/30 (b).(c).(d)

Brookside Mill CLO, Ltd., Series 2013-1A, Class BR
2.48% due 01/17/28 (b).(c).(d)

Canyon Capital CLO, Ltd., Series 2015-1A, Class AS
2.47% due 04/15/29 (b).(c).(d)

Carlyle Global Market Strategies CLO, Ltd, Series 2014-1A, Class A1R2
2.10% due 04/17/31 (b).(c).(d)

Carlyle US CLO, Ltd., Series 2017-4A, Class A1
2.40% due 01/15/30 (b).(c).(d)

Catamaran CLO, Ltd., Series 2014-1A, Class ATAR
2.36% due 04/22/30 (b).(c).(d)

CBAM 2019-11 Ltd., Series 2019-11A, Class A1
2.50% due 10/20/32 (b).(c).(d)

CIFC Funding, Ltd., Series 2013-3RA, Class A1
2.00% due 04/24/31 (b).(c).(d)

CIFC Funding, Ltd., Series 2018-2A, Class A1
2.18% due 04/20/31 (b).(c).(d)

Greenwood Park CLO, Ltd., Series 2018-1A, Class A2
2.23% due 04/15/31 (b).(c).(d)

HPS Loan Management 15-2019 Ltd., Series 15A-19, Class A1
3.12% due 07/22/32 (b).(c).(d)

ICG US CLO, Ltd., Series 2014-3A, Class A1RR
2.02% due 04/25/31 (b).(c).(d)

Jamestown CLO XII, Ltd., Series 2019-1A, Class A1
2.61% due 04/20/32 (b).(c).(d)

KKR CLO, Ltd., Series 18, Class A

2.41% due 07/18/30 (b).(c).(d)

Midocean Credit CLO IIl, Series 2014-3A, Class AR
2.23% due 04/21/31 (b).(c).(d)

Midocean Credit CLO IX, Series 2018-9A, Class A1
2.29% due 07/20/31 (b).(c).(d)

Midocean Credit CLO V, Series 2016-5A, Class AR
2.26% due 07/19/28 (b).(c).(d)

Mountain View CLO LLC, Series 2017-2A, Class A
2.39% due 01/16/31 (b).(c).(d)

OCP Clo 2019-17 Ltd., Series 2019-17A, Class A1
2.47% due 07/20/32 (b).(c).(d)

OZLM Funding IV, Ltd., Series 2013-4A, Class A1R
2.35% due 10/22/30 (b).(c).(d)

OZLM XI, Ltd., Series 2015-11A, Class ATR
2.01% due 10/30/30 (b).(c).(d)

OZLM XXIV Ltd., Series 2019-24A, Class ATA
2.53% due 07/20/32 (b).(c).(d)

Palmer Square CLO, Ltd., Series 2014-1A, Class ATR2
2.26% due 01/17/31 (b).(c).(d)

Regatta VIl Funding, Ltd., Series 2017-1A, Class A
2.38% due 10/17/30 (b).(c).(d)

Silver Creek CLO, Ltd., Series 2014-1A, Class AR
2.38% due 07/20/30 (b).(c).(d)

SOUND POINT CLO XII, Ltd., Series 2016-2A, Class AR
2.43% due 10/20/28 (b).(c).(d)

SOUND POINT CLO XVII, Series 2017-3A, Class A1B
2.36% due 10/20/30 (b).(c).(d)

Telos CLO, Series 2013-3A, Class AR

2.43% due 07/17/26 (b).(c).(d)

York CLO-2, Ltd., Series 2015-1A, Class AR
2.25% due 01/22/31 (b).(c).(d)

York CLO-6 Ltd., Series 2019-1A, Class A1l
2.45% due 07/22/32 (b).(c).(d)

Zais CLO 6, Ltd., Series 2017-1A, Class A1
2.59% due 07/15/29 (b).(c).(d)
BEBRIESSE

T4 < VBESET (Eff ¥3,925,178,589)

FY (0.2%)

Ef& (0.2%)

Chile Government International Bond
1.63% due 01/30/25

1.75% due 01/20/26

Ef§&st

F UGS (#ffi ¥61,078,781)

hE (0.4%)

#Hi (0.1%)

Bank of China, Ltd.

3.30% due 04/17/22

#HEEE

132275994
26,193,071
51,588,958

212,541,888

156,611,186
52,157,060
52,198,798

131912873
26,339,806

104,580.970

105,310,960

238,895,436
25,897,027
77,364,610

105,149,358

105,436,013
31,228,141
26,306,099
78,352,308

315,579,845
51,835,191
78109916

235,833,392
52,225,445
26,462,892

132,447,306
53,091,807
25,646,381
56,021,907

131,050,185

316,533,719

157,485.436

3,767,613,192

3,767,613,192

37,495,472
20,204,859

57,700,331
57,700,331

30,512,033

30,512,033
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CNH
CNH
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CNH

usb
EUR
usb

EUR
usb

EUR
EUR
EUR
EUR
EUR

EUR

DKK
DKK
DKK

usb

SEK

EUR

AUD
usb

EUR
EUR
EUR
EUR
EUR
EUR
EUR

EUR

]
(el

1,000,000
1,000,000
500,000
500,000

2,000,000

200,000
1,200,000
61,000

300,000
200,000

120,000
1,000,000
300,000
300,000
2,065,000

600,000

1,900,000
1,000,000
1,210,000

285,000

1,000,000

500,000

400,000
750,000

300,000
600,000
400,000
100,000
100,000
750,000
250,000

500,000

)

Ef& (0.3%)

China Development Bank

4.20% due 01/19/27

China Government Bond

3.16% due 06/27/23

3.38% due 11/21/24

3.48% due 06/29/27
Export-Import Bank of China/The
4.15% due 06/18/27

EffESEt

hES&ST (#f ¥113,669,820)
J0VE7 (0.6%)

EfF (0.6%)

Colombia Government International Bond
3.00% due 01/30/30 (b)

3.88% due 03/22/26 (b)

8.38% due 02/15/27

EfEEEt

J0VE7 & (Eifi ¥187,395,529)
207F7 (0.2%)

EffE (0.2%)

Croatia Government International Bond
1.13% due 06/19/29

5.50% due 04/04/23

EfEEEt

07 F7 &5t (Effi ¥58,797,640)
F70OR (1.7%)

EfE (1.7%)

Cyprus Government International Bond
0.63% due 01/21/30

2.38% due 09/25/28

2.75% due 02/26/34

2.75% due 05/03/49

4.25% due 11/04/25

EfE&Et

F OG5 (Eifi ¥524,426,262)
FUY—7 (0.5%)

#tfR (0.2%)

Danske Bank A/S

2.50% due 06/21/29 (b).(c)
HESE

B (0.3%)

Denmark Government Bond

1.50% due 11/15/23 (f)

1.75% due 11/15/25 (f)

4.50% due 11/15/39 (f)

EfEEEt

FUI—TJG5 (Effi ¥160,148,793)
IV (0.1%)

Ef% (0.1%)

Egypt Government International Bond
5.58% due 02/21/23

EfEGEt

IJT &S (Effi ¥30,636,074)
T4V32 K (0.0%)

Ef& (0.0%)

Kuntarahoitus OYJ

3.05% due 09/24/32

EfEEst

T4 Y5V REE (& ¥13,987,733)
TSVZR (2.5%)

R (2.2%)

AXA S.A.

3.25% due 05/28/49 (b).(c)

BNP Paribas S.A.

2.50% due 07/17/27

3.38% due 01/09/25 (d)

Credit Agricole Assurances S.A.
4.50% due (b).(0).(g)

Firmenich Productions Participations SAS
1.38% due 10/30/26 (b)

La Poste S.A.

1.38% due 04/21/32

Loxam SAS

2.88% due 04/15/26 (b)

3.25% due 01/14/25 (b)

4.50% due 04/15/27 (b)

5.75% due 07/15/27 (b)

LVMH Moet Hennessy Louis Vuitton SE
0.13% due 02/11/28 (b)

J0-Nb - 7EHFT7 VK (ESHEEEIREREH)

i

15.976,335
15,554,520
7911399
7,869,668

31,963,197

79,275,119
109,787,152

21,547,000
156,148,326
7,657,191

185,352,517
185,352,517

34,963,034

23,585,777

58,548,811

58,548,811

13,565,298
131,034,382
40,952,301
42,399,285
290.915,460

518,866,726
518,866,726

72,087,629

72,087,629

32,662,970
18,026,716
36,581,664

87,271,350
159,358,979

30,832,881

30,832,881
30,832,881

13972199

13,972,199
13,972,199

65,475,247

27,882,668
85,750,472

39,133,864
72,775,736
49,609,711
10518271
10,935,311
70,105,827
23,668,207

58,080,580

EUR

usb

CAD

EUR
usb
usb

EUR

EUR

EUR
EUR
EUR
EUR
EUR
EUR
EUR
EUR
EUR
EUR

EUR

GBP

EUR

EUR

usb

usb
usb

EUR

EUR
EUR

EUR
EUR
EUR
EUR
EUR

#@e

600,000

1,100,000

800,000

800,000
490,000
515,000

100,000

1,500,000

500,000
24,000
20,000

127,000
16,000
16,000

243,000

895,000

3,305,000

340,000

200,000

100,000

800,000

300,000

700,000

2,100,000
1,000,000

100,000

800,000
100,000

800,000
100,000
350,000
1,245,000
2,035,000

R

RCI Banque S.A.

0.75% due 04/10/23 (b)
Societe Generale S.A.

3.88% due 03/28/24 (d)
HRSE

B (0.3%)

SNCF Reseau

4.70% due 06/01/35

EfR&E

TS5V AEE (Eifi ¥812,749,342)
R4 (1.3%)

#H& (1.3%)

Deutsche Bank AG

1.63% due 02/12/21

3.95% due 02/27/23

4.25% due 02/04/21

Talanx AG

2.25% due 12/05/47 (b).(c)
Volkswagen Financial Services AG
1.50% due 10/01/24

HESE

R4 wEEt (Eifi ¥405,925,151)
FUDY (27%)

EfiF (2.7%)

Hellenic Republic Government Bond
3.38% due 02/15/25 (d)
3.65% due 02/24/23

3.65% due 02/24/24

3.65% due 02/24/25

3.65% due 02/24/27

3.65% due 02/24/33

3.65% due 02/24/38

3.75% due 01/30/28

3.90% due 01/30/33

4.00% due 01/30/37

(1< VE. B8
EHIER
68.765,691

124,757,371
707,458,956

82,518,989
82,518,989
789,977,945

95,851,467
53,920,906
56,027,768

12,172,430

180,859,372
398,831,943
398,831,943

66,289,553
3,093,715
2,637,154

17063824
2,203,871
2,374,307

37,519,076

125,129,050
499,169,206
54,017,630

Hellenic Republic Government International Bond

5.20% due 07/17/34

EfEEE

FU v &t (i ¥703,807,230)
A== (0.1%)

EfF (0.1%)

States of Guernsey Bond

3.38% due 12/12/46

EfR&E

H—rI—&5t (&l ¥16,746,142)
&i& (0.7%)

#tH& (0.7%)

CNAC HK Finbridge Co., Ltd.
1.75% due 06/14/22

HKT Capital No 3 Ltd.

1.65% due 04/10/27

Hong Kong Sukuk 2017, Ltd.
3.13% due 02/28/27

ARGt

HBGET (il ¥219,489,116)
NVHU— (1.2%)

EfE (1.2%)

Hungary Government International Bond
5.38% due 02/21/23

5.38% due 03/25/24

EfESE

NVHU—&5 (&l ¥371,882,003)
FARS VR (0.0%)

B (0.0%)

Iceland Government International Bond
0.10% due 06/20/24

EfR&E

FA RSV REE (Effi ¥12,220,819)
AV RRIT (2.2%)

#H& (0.3%)

Perusahaan Listrik Negara PT
1.88% due 11/05/31

2.88% due 10/25/25

HESE

EfiF (1.9%)

32,755,343
842,252,729
842,252,729

18,674,479
18,674,479
18,674,479

94,242,019
35,771,948

82,705,316
212,719,283
212,719,283

246,492,288
121,605,879
368,098,167
368,098,167

11,864,063
11,864,063
11,864,063

83,695,572
12,001,159
95,696,731

Indonesia Government International Bond

1.40% due 10/30/31
1.45% due 09/18/26
2.15% due 07/18/24
2.88% due 07/08/21
3.38% due 07/30/25

86,883,290
11,567,461
42572812
151,855,333
260,943,475
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EUR
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GBP

EUR

EUR

EUR

EUR

usb
usb
usb

EUR

EUR

usb

EUR

EUR
EUR

EUR
EUR

EUR
GBP

usb
GBP

CHF
CHF

EUR
EUR

EUR

EUR

EUR

H2

400,000

1,000,000
900,000
1,000,000

3,000,000

250,000

400,000

335,000
1,000,000
250,000

250,000

450,000

800,000

100,000

200,000
200,000

585,000
2,380,000

2,735,000
100,000

400,000
4,858,000

100,000
600,000

200,000
455,000

100,000

2,300,000

300,000

)

3.75% due 06/14/28

EfR&Et

1Y RRI7EE (&t ¥733,359,802)
FALILS YR (2.4%)

BEIRREESF (2.2%)

CVC Cordatus Loan Fund X DAC, Series 10A, Class A2
1.15% due 01/27/31 (b).(d)

DECO 2019-RAM DAC, Series 2019-RAM, Class A
2.27% due 08/07/24 (b).(c)

OAK Hill European Credit Partners VI DAC, Series 2017-6A, Class A2
1.15% due 01/20/32

ST PAULS CLO Il DAC, Series 2A, Class ARRR
0.75% due 10/15/30

HEBRISSE

& (0.2%)

eircom Finance DAC

2.63% due 02/15/27 (b)

Motion Bondco DAC

4.50% due 11/15/27 (b)

RS

74 ISV REET (Eifi ¥826,880,755)
A5 TIL (0.8%)

& (0.7%)

Israel Electric Corp., Ltd.

4.25% due 08/14/28 (d)

7.75% due 12/15/27

7.88% due 12/15/26

RS

Ef& (0.1%)

Israel Government International Bond
1.50% due 01/18/27

EfR&Et

A4 A5 TILEET (Eifi ¥236,802,129)
A19U7 (6.0%)

#tf" (0.5%)

Assicurazioni Generali SpA

5.50% due 10/27/47 (b).(c)

Intesa Sanpaolo SpA

3.38% due 01/12/23 (d)

#HREE

EfR (5.5%)

Agenzia Nazionale per ‘Attrazione degli Investimenti e o Sviluppo dmpresa
1.38% due 07/20/22

Cassa Depositi e Prestiti SpA

1.00% due 02/11/30

2.13% due 03/21/26

Italy Buoni Poliennali Del Tesoro

2.80% due 03/01/67 (d)

3.35% due 03/01/35 (d)

Republic of Italy Government International Bond
5.13% due 07/31/24

5.25% due 12/07/34

5.38% due 06/15/33

6.00% due 08/04/28

EfR&E

19U P&t (Effi ¥2,007,309,631)
AYPTRI (0.5%)

1% (0.2%)

Kazakhstan Temir Zholy National Co. JSC
3.25% due 12/05/23

3.64% due 06/20/22

#HREE

Ef& (0.3%)

Kazakhstan Government International Bond
1.55% due 11/09/23

2.38% due 11/09/28

EfR&E

HYTRY & (Eiti ¥165,253,426)

U k77 (0.0%)

EfF (0.0%)

Lithuania Government Bond

0.60% due 06/29/23

EfR&E

U b7 =7 &5 (Eil ¥11,999,642)
WIETILT (3.1%)

1 (3.1%)

ARD Finance S.A.

5.00% due 06/30/27 (b)

Blackstone Property Partners Europe Holdings S.a.r.l.
2.00% due 02/15/24 (b)

(R Ee%: Nl i)

Bl
53,112,654

606,935,025
702,631,756

118372167

108,975,315

117,885,501

349,630,342

694,863,325

29,249,110

41,237,278

70,486,388
765,349,713

39,150,316
139,289,286
34,205,862

212,645,464

31,642,115

31,642,115
244,287,579

60,395,226

86,743,843

147,139,069

12,013,862

22,155,838
24,867,460

74,737,018
338,149,743

380,504,126
16,544,446
52,899,375

795,414,068

1,717,285,936

1,864,425,005

11,377,228
68,590,643

79,967,871

24,121,006

56,817,969

80,938,975

160,906,846

12,130,645

12,130,645

12,130,645

260,470,111

36,035,114
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CHF
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EUR
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EUR

EUR

EUR
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EUR
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EUR
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usb
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usb
EUR
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usb
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%
Ll

1,000,000

400,000

300,000

700,000
300,000

400,000
1,000,000
900,000

100,000
200,000
400,000
100,000

150,000

800,000
900,000
900,000
400,000
200,000

400,000
500,000
785,000
200,000
400,000
300,000
200,000

25,000
195,000

60,000
75,000

412,003

400,000
400,000
1,000,000
6,000,000
14,000,000
5,000,000
500,000
700,000
1,075,000
500,000
350,000

2,250,000

800,000

R

CK Hutchison Group Telecom Finance S.A.
0.38% due 10/17/23 (b)

Codere Finance 2 Luxembourg S.A.
7.63% due 11/01/21 (b).(d)

Dana Financing Luxembourg S.a.r.l
6.50% due 06/01/26 (b).(d)

DH Europe Finance Il Sarl

0.20% due 03/18/26 (b)

0.45% due 03/18/28 (b)

Gazprom PJSC Via Gaz Capital S.A.
1.45% due 03/06/23

2.25% due 07/19/22

4.25% due 04/06/24

Medtronic Global Holdings S.C.A.
1.50% due 07/02/39 (b)

1.63% due 03/07/31 (b)

1.75% due 07/02/49 (b)

2.25% due 03/07/39 (b)

Rossini S.a.r.l.

6.75% due 10/30/25 (b)

ARG

WoevTILoEE (Effi ¥1,024,327,751)
XF2 7 (2.2%)

& (1.1%)

Petroleos Mexicanos

3.63% due 11/24/25

3.75% due 02/21/24

3.75% due 04/16/26

4.88% due 02/21/28

5.13% due 03/15/23

#HRGE

EfE (1.1%)

Mexico Government International Bond
1.38% due 01/15/25

1.75% due 04/17/28

2.75% due 04/22/23

2.88% due 04/08/39

4.00% due 03/15/15

5.63% due 03/19/14

5.75% due 10/12/10

EfRGE

XF¥y &5t (& ¥769,593,542)
ZEFETE (0.1%)

#H& (0.1%)

JBS USA LUX SA. / JBS USA Food Co. / JBS USA Finance, Inc.
5.50% due 01/15/30 (b).(d)
6.50% due 04/15/29 (b).(d)

NXP BV / NXP Funding LLC / NXP USA, Inc.
3.15% due 05/01/27 (b).(d)
3.40% due 05/01/30 (b).(d)
RS

SEECESE (Eif ¥38,712,628)
F3509 (4.2%)

BEIBREESF (0.2%)

North Westerly CLO 2013 BV, Series IV-A, Class A2R
1.25% due 01/15/26 (b).(d)
BEBRISFSE

#HE& (4.0%)

ABN AMRO Bank NV

4.75% due 07/28/25 (d)

ASR Nederland NV

3.38% due 05/02/49 (b).(c)

BNG Bank NV

0.50% due 03/03/21

0.50% due 05/12/21

0.50% due 06/22/21

0.50% due 06/07/22

5.15% due 03/07/25

Diamond BC BV

5.63% due 08/15/25 (b)

Energizer Gamma Acquisition BV
4.63% due 07/15/26 (b)
LyondellBasell Industries NV
4.63% due 02/26/55 (b)

Mylan NV

3.13% due 11/22/28 (b)

OCI NV

3.13% due 11/01/24 (b)
Petrobras Global Finance BV
5.38% due 10/01/29

117,966,656
19,650,864
32,482,102

81,682,924
34,746,030

44723916
113,552,928
124968118

12,037,254
25,879,572
46,908,827
13,505,618

19,234,163

983,844,197

983,844,197

85,024,347
99,989,029
95,159,492
42,183,335
23,349.914

345,706,117

46,893,009
57,372,931
97,366,208
22,475,808
45,066,662
40,657,093

23,324,843

333,156,554

678,862,671

2,794,377
22,846,553

6,618,839

8,330,061

40,589,830

40,589,830

48,936,536

48,936,536

46,587,802
49,254,796
66,559,294
34,745,013
81,659,575
27,560,412
46,539,149
75,008,681
130,115,217
57,873,031
46,183,490

264,298,968

102,824,820
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400,000
300,000

700,000
500,000

500,000
1,000,000

1,400,000

250,000
2920000
300,000

500,000

1,284,000

295,000
4,710,000
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200,000
210,000

200,000
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103,000
200,000
300,000

700,000

815,000
960,000

1,000,000
1,700,000

J0-Nb - 7EHFT7 VK (ESHEEEIREREH)

) &R
6.25% due 12/14/26 54,301,627
Shell International Finance BV

1.88% due 04/07/32 39,408,103
Volkswagen International Finance NV

2.70% due (b),(0).(8) 82,116,789
4.63% due (b).(c).(g) 61,417,498
HESE 1,266,454,265
#35V9'EGst (Effi ¥1,409,594,568) 1,315,390,801
Za1—I—-35V K (0.4%)

EfE (0.4%)

New Zealand Local Government Funding Agency Bond

3.50% due 04/14/33 40,903,363
4.50% due 04/15/27 82,310,868
EffEEEt 123,214,231

Za—-Y—-5V REE (Effi ¥120,188,428) 123,214,231

INF<T (0.5%)
B (0.5%)
Panama Government International Bond

3.75% due 03/16/25 (b) 161,765,608
EfE&sEt 161,765,608
INFIEE (Eiif ¥169,586,248) 161,765,608
~Ib— (1.5%)

Ef& (1.5%)

Peruvian Government International Bond

2.39% due 01/23/26 (b) 27,849,497
2.75% due 01/30/26 383,479,473
3.75% due 03/01/30 43,160,598
EfE&Et 454,489,568
~RIL—&Et (Eifi ¥455,704,008) 454,489,568

T4 UEY (0.2%)
EfE (0.2%)
Philippine Government International Bond

0.88% due 05/17/27 57.447.830
EffEEEt 57,447,830
T4 UEVEE (Bifi ¥61,377,464) 57,447,830
IV AL (3.3%)

EfR (3.3%)

Portugal Government International Bond

5.13% due 10/15/24 159,990,614
Portugal Obrigacoes do Tesouro OT

0.48% due 10/18/30 (d) 35,246,878
3.88% due 02/15/30 (d) 745,747,262
4.10% due 04/15/37 (d) 95,444,404
EffEEEt 1,036,429,158
IV b AHILEST (Eifi ¥1,005,990,534) 1,036,429,158
H9—Ib (0.2%)

EfF (0.2%)

Qatar Government International Bond

3.40% due 04/16/25 23,006,593
3.88% due 04/23/23 24,094,932
EffEEEt 47,101,525
Hh9—ILE&Et (Eifi ¥44,170,023) 47,101,525
=< =7 (0.6%)

Eff (0.6%)

Romanian Government International Bond

2.12% due 07/16/31 22,018,023
2.50% due 02/08/30 69,384,780
2.88% due 05/26/28 29,959,755
3.38% due 02/08/38 12311771
3.88% due 10/29/35 25,147,595
4.13% due 03/11/39 38,342,495
EfEEEt 197,164,419
L—< =7 &5t (&ffi ¥215,358,151) 197,164,419
027 (0.3%)

EfR (0.3%)

Russian Foreign Bond - Eurobond

2.88% due 12/04/25 92,737,090
EffEEEt 92,737,090
O 7 &5t (Eifi ¥91,463,596) 92,737,090
YUITSET (0.6%)

Ef& (0.6%)

Saudi Government International Bond

2.00% due 07/09/39 91,467,809
2.88% due 03/04/23 106,189,751
EfEEEt 197,657,560
YOITSETEE (Eifi ¥206,477,338) 197,657,560
BILET (1.0%)

EfF (1.0%)

Serbia International Bond

1.50% due 06/26/29 112,349,082
7.25% due 09/28/21 194,690,845
EfEEEt 307,039,927
wIVE7EET (i ¥312,936,903) 307,039,927
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500,000

990,000

1,500,000
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900,000
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baiiES)

Bm77UA (0.5%)

#H& (0.2%)

Eskom Holdings SOC Ltd.

6.35% due 08/10/28

RS

EfE (0.3%)

Republic of South Africa Government International Bond
3.75% due 07/24/26

EfR&E

B7 7 UANEE (Effi ¥172,427,287)
§EE (0.6%)

#& (0.3%)

LG Chem, Ltd.

0.50% due 04/15/23

#HRSE

Efi& (0.3%)

Export-Import Bank of Korea
8.00% due 05/15/24 (d)

Korea Expressway Corp.

3.03% due 05/11/32

EfR&E

BESET (i ¥194,420,988)
ARAY (1.2%)

#& (0.4%)

Banco Santander S.A.

3.80% due 02/23/28

Grifols S.A.

2.25% due 11/15/27 (b)

RS

Efi (0.8%)

Spain Government Bond

0.00% due 07/30/29

3.45% due 07/30/66 (d)

Spain Government Bond Coupon Strip
0.00% due 07/30/41

Spain Government International Bond
5.25% due 04/06/29

EfESE

ARA V&5 (Bl ¥369,454,632)
BT (0.7%)

#& (0.6%)

Corp Andina de Fomento

4.00% due 03/31/21

European Bank for Reconstruction & Development
6.45% due 12/13/22

European Investment Bank

5.40% due 01/05/45 (d)

ARG

Ef& (0.1%)

International Bank for Reconstruction & Development
0.50% due 03/07/22

EfRGE

ERHERISET (i ¥239,510,518)
A4 A (0.6%)

& (0.6%)

Credit Suisse AG London

7.00% due 08/22/24

Credit Suisse Group AG

4.28% due 01/09/28 (b).(d)

UBS Group AG

2.86% due 08/15/23 (b),(c),(d)
4.13% due 09/24/25 (d)

#HRSE

A AGET (i ¥196,266,932)
L3 (0.6%)

Efi (0.6%)

Turkey Government International Bond
3.25% due 06/14/25

5.20% due 02/16/26

EfE&EE

MVIEE (Eiii ¥193,788,221)
DI547F (1.2%)

EfR (1.2%)

Ukraine Government International Bond
4.38% due 01/27/30

6.75% due 06/20/26

7.38% due 09/25/32

EfESE

DI 54T G5 (Hifi ¥426,218,987)
7S TEREER (1.0%)

#& (1.0%)

DP World Plc

4.25% due 09/25/30

(TFA4< V5% B8

SHiER

63,348,179

63,348,179

96,128,899

96,128,899
159,477,078

82,030,049

82,030,049

61,495,205

41,415,072

102,910,277
184,940,326

67,968,766

46,976,896

114,945,662

22,884,933
12,605,339

45,338,235

168,765,529

249,594,036
364,539,698

109,363,792

65,906,365

12,800,526

188070683

35,503,277

35,503,277

223,573,960

18,793,888

113,362,213

41,080,460
29,942,783

203,179,344
203,179,344

72543173
108,939,002

181,482,175
181,482,175

205,603,423
104,080,189
51,463,392

361,147,004
361,147,004

48,282,842
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#HRE

Esic Sukuk Ltd.

3.94% due 07/30/24

First Abu Dhabi Bank PJSC

4.50% due 09/10/21

RAK Capital

3.09% due 03/31/25

Sharjah Sukuk Program Ltd.

3.23% due 10/23/29

Sharjah Sukuk Program, Ltd.

3.85% due 04/03/26

=y

737 EREEHSET (Eifi ¥319,557,326)
RE (5.1%)

BEBREESF (0.1%)

Residential Mortgage Securities Plc, Series 29, Class A
1.49% due 12/20/46 (b).(c)
BEBRIISAaE

& (4.5%)

Barclays Plc

2.00% due 02/07/28 (b).(c)

2.38% due 10/06/23 (b).(c)

4.38% due 01/12/26

4.97% due 05/16/29 (b).(c)

5.20% due 05/12/26

Co.-operative Group Holdings 2011, Ltd.
7.50% due 07/08/26

DS Smith Plc

1.38% due 07/26/24 (b)

eG Global Finance Plc

4.38% due 02/07/25 (b)

Imperial Brands Finance Plc

1.13% due 08/14/23 (b)

Lloyds Banking Group Plc

2.91% due 11/07/23 (b).(c)

Pension Insurance Corp. Plc

4.63% due 05/07/31 (b)

Pinewood Finance Co. Ltd.

3.25% due 09/30/25 (b)

Royal Bank of Scotland Group Plc

2.00% due 03/08/23 (b).(c)

4.27% due 03/22/25 (b).(c)

4.45% due 05/08/30 (b).(c)

Santander UK Group Holdings Plc

3.57% due 01/10/23 (b)

Standard Chartered Plc

2.82% due 01/30/26 (b).(c).(d)

State Grid Europe Development 2014 Plc
1.50% due 01/26/22

Transport for London

4.00% due 09/12/33

Virgin Media Secured Finance Plc

5.00% due 04/15/27 (b)

Westfield Stratford City Finance NO 2 PLC
1.64% due 08/04/26

William Hill Plc

4.75% due 05/01/26

WPP Finance 2013

2.88% due 09/14/46

fa=y

B (0.5%)

United Kingdom Gilt

1.75% due 09/07/37 (f)

4.25% due 09/07/39 (f)

EfR&E

HEESET (i ¥1,660,071,752)

KE (28.3%)

BEBREES (10.2%)

ACE Securities Corp. Home Equity Loan Trust, Series 2003-OP1, Class A2
0.89% due 12/25/33 (b).(c)

BANK, Series 2017-BNK7, Class A4
3.18% due 09/15/60

Benchmark 2020-B17 Mortgage Trust, Series 2020-17, Class A4
2.04% due 03/15/53

BENCHMARK Mortgage Trust, Series 2018-B2, Class A3
3.54% due 02/15/51

Chase Funding Loan Acquisition Trust, Series 2004-OPT1, Class M1
1.02% due 06/25/34 (b).(c)

Citibank Credit Card Issuance Trust, Series 2018-A7, Class A7
3.96% due 10/13/30

Citigroup Commercial Mortgage Trust, Series 2015-GC33, Class A3
3.52% due 09/10/58

(R Ee%: Nl i)

49,448,209
45,556,615
22,081,79%
21,654,735

113,797,246

300,821,443
300,821,443

50,554,270

50,554,270

34,910,401
106,996,215
23,698,252
79,053,611
50,852,104
59,149,144
82,745,608
90,301,099
60,120,900
06,443,922
20,752,100
39,613,795
36,226,593
126,609,948
36,515,154
55,433,986
86,742,530
181,618,492
70,689,609
13,452,470
39,982,312

33,372,448

16,806,224

1,412,086,917

40,211,737

115,584,184

155,795,921

1,618,437,108

36,768,147

162,704,141

04,824,456

115,534,979

148,581,022

152,350,922

115,602,206

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

usb

EUR

EUR

usb
GBP

EUR

usb

usb

usb
usb

usb

g

2

2574151

1,000,000

1,700,000

650,000

1,350,000

400,006

10,556,002

7,588,261

5029933

8,840,871

15453843

20,134,821

13,263,146

1,135,749

500,000

400,000

1,500,000

1.397,155

1,162,607

16,443,355

500,000

2,000,000

226521

1,100,000

829,102

264,359

85,368

902575

1,000,000

465,000

400,000

400,000

350,000
200,000

650,000

200,000

235,000

25000
50,000

195,000

R

Commercial Mortgage Trust, Series 2012-CR1, Class XA
1.85% due 05/15/45 (c)

Commercial Mortgage Trust, Series 2015-CR26, Class A3
3.36% due 10/10/48

CSALL 2019-C17 Commercial Mortgage Trust, Series 2019-C17, Class A3
2.77% due 09/15/52

DBJPM Mortgage Trust, Series 2016-C3, Class A3
2.36% due 08/10/49

DBJPM Mortgage Trust, Series 2017-Cé, Class A3
3.27% due 06/10/50

Fannie Mae-Aces, Series 2016-M12, Class AB2
2.36% due 09/25/26

Freddie Mac Mulifamily Structured Pass Through Certificates, Series K015, Class X1
1.57% due 07/25/21 (c)

Freddie Mac Mulifamily Structured Pass Through Certificates, Series K037, Class X1
0.97% due 01/25/24 (c)

Freddie Mac Mulifamily Structured Pass Through Certificates, Series K049, Class X1
0.60% due 07/25/25 (c)

Freddie Mac Multifamily Structured Pass Through Certificates, Series K052, Class X1
0.66% due 11/25/25 (c)

Freddie Mac Multifamily Structured Pass Through Certificates, Series K053, Class X1
0.89% due 12/25/25 (c)

Freddie Mac Multifamily Structured Pass Through Certificates, Series K054, Class X1
1.17% due 01/25/26 (c)

Freddie Mac Multifamily Structured Pass Through Certificates, Series K058, Class X1
0.93% due 08/25/26 (c)

GS Mortgage-Backed Securities Trust 2019-5L1, Series 2019-SL1, Class A1
2.63% due 01/25/59 (b).(c).(d)

JPMBB Commercial Mortgage Securities Trust, Series 2016-C1, Class A3
3.51% due 03/15/49

JPMCC Commercial Mortgage Securities Trust, Series 2017-JP5, Class A3
3.34% due 03/15/50

JPMCC Commercial Mortgage Securities Trust, Series 2017-JP6, Class A3
3.11% due 07/15/50

Long Beach Mortgage Loan Trust, Series 2003-4, Class AV
0.79% due 08/25/33 (b).(c)

Merrill Lynch Mortgage Investors Trust, Series 2004-WMC4, Class M2
2.04% due 04/25/35 (b).(c)

Morgan Stanley Bank of America Merrill Lynch Trust, Series 2015-C24, Class XA
0.73% due 05/15/48 (c)

Morgan Stanley Bank of America Merrill Lynch Trust, Series 2015-C27, Class A3
3.47% due 12/15/47

Morgan Stanley Bank of America Merrill Lynch Trust, Series 2016-C31, Class A3
2.73% due 11/15/49

New Residential Mortgage Loan Trust, Series 2018-4A, Class A15
0.92% due 01/25/48 (b).(c).(d)

OneMain Direct Auto Receivables Trust, Series 2019-1A, Class A
3.63% due 09/14/27 (b).(d)

Structured Asset Investment Loan Trust, Series 2003-BC7, Class 3A2
1.12% due 07/25/33 (b).(c)

Structured Asset Investment Loan Trust, Series 2004-7, Class A7
1.01% due 08/25/34 (b).(c)

Towd Point Mortgage Trust 2019-HY3, Series 2019-HY3, Class A1A
1.17% due 10/25/59 (b).(c).(d)

Wells Fargo Commercial Mortgage Trust, Series 2015-LC22, Class A3
3.57% due 09/15/58

Wells Fargo Commercial Mortgage Trust, Series 2015-NXS3, Class A3
3.35% due 09/15/57

BEBRIEFSE

#Hi& (17.1%)

AbbVie, Inc.

4.25% due 11/21/49 (b).(d)

Adient Global Holdings, Ltd.

3.50% due 08/15/24 (b),(d)

Altria Group, Inc.

3.13% due 06/15/31 (b)

AMC Entertainment Holdings, Inc.

5.88% due 11/15/26 (b)

6.38% due 11/15/24 (b)

American International Group, Inc.

1.88% due 06/21/27 (b)

Anheuser-Busch InBev Worldwide, Inc.
5.55% due 01/23/49 (b)

Anthem, Inc.

4.10% due 03/01/28 (b)

Ascent Resources Utica Holdings LLC / ARU Finance Corp.
7.00% due 11/01/26 (b),(d)

10.00% due 04/01/22 (b).(d)

AT&T, Inc.

4.80% due 06/15/44 (b)

7.826,090
115,134,970
192,034,701

70,892,129
153,145,640
45,140,660
13,543,748
23,474,225
13,854,808
28,343,068
69,592,649
117,135,759
68,628,450
122,301,101
56,180,925
45,245,346
168,082,805
141,612,082
121,531,763
49,086,649
56,819,395
221,705,396
23878915
124,234177
86,625,081
28,160,172

9,096,425

102,936,665

113,389,275

3,185,998,942

57,552,375

41,253,384

51,256,875

9,426,812
6,393,253

79,791,960

27,029,629

29,391,450

1,823,469
4,713,406

24226614
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4.85% due 03/01/39 (b)

5.10% due 11/25/48 (b)

5.25% due 03/01/37 (b)

5.45% due 03/01/47 (b)

Bank of America Corp.

3.19% due 07/23/30 (b).(c)
3.37% due 01/23/26 (b).(c)
3.42% due 12/20/28 (b).(c)
4.08% due 03/20/51 (b).(c)
Bausch Health Americas, Inc.
8.50% due 01/31/27 (b).(d)
Boeing Co.

5.81% due 05/01/50 (b)

Brazil Loan Trust 1

5.48% due 07/24/23
Bristol-Myers Squibb Co.

3.40% due 07/26/29 (b).(d)
Brixmor Operating Partnership LP
4.13% due 05/15/29 (b)
Broadcom, Inc.

3.46% due 09/15/26 (b).(d)
4.70% due 04/15/25 (b).(d)
Caledonia Generating LLC
1.95% due 02/28/22 (d)
Calpine Corp.

5.13% due 03/15/28 (b).(d)

CF Industries, Inc.

3.45% due 06/01/23

4.50% due 12/01/26 (d)

Charter Communications Operating LLC / Charter Communications Operating Capital
2.80% due 04/01/31 (b)

4.80% due 03/01/50 (b)

Cigna Corp.

2.40% due 03/15/30 (b)
Citigroup Global Markets Holdings, Inc./United States
2.50% due 06/12/24

Citigroup, Inc.

1.50% due 07/24/26 (b).(c)
4.40% due 06/10/25

4.41% due 03/31/31 (b).(c)
5.32% due 03/26/41 (b).(c)
Clear Channel Worldwide Holdings, Inc.
9.25% due 02/15/24 (b)
Comcast Corp.

3.75% due 04/01/40 (b)

3.95% due 10/15/25 (b)

CVS Health Corp.

4.30% due 03/25/28 (b)

Dana, Inc.

5.38% due 11/15/27 (b)
Diamond Sports Group LLC / Diamond Sports Finance Co.
6.63% due 08/15/27 (b).(d)
Discovery Communications LLC
4.90% due 03/11/26 (b)

Dow Chemical Co.

3.63% due 05/15/26 (b)
Embarq Corp.

8.00% due 06/01/36

Energy Transfer Operating LP
5.00% due 05/15/50 (b)
Enterprise Products Operating LLC
3.70% due 01/31/51 (b)

3.95% due 01/31/60 (b)

Everi Payments, Inc.

7.50% due 12/15/25 (b).(d)
Fidelity National Information Services, Inc.
1.50% due 05/21/27 (b)

Fiserv, Inc.

2.25% due 07/01/25 (b)
Goldman Sachs Group, Inc.
1.63% due 07/27/26

Goldman Sachs Group, Inc./The
0.88% due 01/21/30
Healthpeak Properties, Inc.
3.25% due 07/15/26 (b)

3.50% due 07/15/29 (b)
Hyundai Capital America

3.00% due 06/20/22

6.38% due 04/08/30 (b)

J0-Nb - 7EHFT7 VK (ESHEEEIREREH)
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R

Intel Corp.

4.95% due 03/25/60 (b)
International Business Machines Corp.
0.88% due 01/31/25
JPMorgan Chase & Co.
2.74% due 10/15/30 (b).(c)
3.51% due 01/23/29 (b).(c)
3.70% due 05/06/30 (b).(c)
KB Home

7.00% due 12/15/21 (b)
Liberty Mutual Group, Inc.
2.75% due 05/04/26

Mars, Inc.

3.60% due 04/01/34 (b).(d)
Marsh & McLennan Cos, Inc.
1.98% due 03/21/30 (b)
Mastercard, Inc.

3.85% due 03/26/50 (b)
Metropolitan Life Global Funding |
0.38% due 04/09/24
Michaels Stores, Inc.

8.00% due 07/15/27 (b).(d)
Morgan Stanley

3.63% due 01/20/27

5.60% due 03/24/51 (b).(c)
MPLX LP

4.00% due 03/15/28 (b)
4.13% due 03/01/27 (b)

MPT Operating Partnership LP / MPT Finance Corp.

3.33% due 03/24/25 (b)
Nationstar Mortgage Holdings, Inc.
6.00% due 01/15/27 (b).(d)
8.13% due 07/15/23 (b).(d)
Newfield Exploration Co.
5.38% due 01/01/26 (b)
Northrop Grumman Corp.
5.25% due 05/01/50 (b)
NRG Energy, Inc.

6.63% due 01/15/27 (b)
Occidental Petroleum Corp.
2.60% due 08/13/21

2.70% due 08/15/22
ONEOK Partners LP

4.90% due 03/15/25 (b)
ONEOK, Inc.

3.10% due 03/15/30 (b)
PetSmart, Inc.

5.88% due 06/01/25 (b).(d)
Phillips 66

3.70% due 04/06/23

Plains All American Pipeline LP / PAA Finance Corp.

3.55% due 12/15/29 (b)
Raytheon Technologies Corp.
4.13% due 11/16/28 (b)
Refinitiv US Holdings, Inc.
4.50% due 05/15/26 (b)
6.88% due 11/15/26 (b)
Sally Holdings LLC / Sally Capital, Inc.
5.63% due 12/01/25 (b)
Service Properties Trust
4.35% due 10/01/24 (b)
Sprint Capital Corp.

8.75% due 03/15/32

Sprint Corp.

7.63% due 02/15/25 (b)
7.88% due 09/15/23

Taylor Morrison Communities, Inc.
6.63% due 07/15/27 (b).(d)
Tenet Healthcare Corp.
5.13% due 11/01/27 (b).(d)
Thermo Fisher Scientific, Inc.
0.50% due 03/01/28 (b)
T-Mobile USA, Inc.

4.38% due 04/15/40 (b).(d)
4.50% due 04/15/50 (b).(d)
Toyota Motor Credit Corp.
2.60% due 10/24/25

Tyson Foods, Inc.

5.10% due 09/28/48 (b)

(TFA4< V5% B8

22,555,688
73,157,264
51,935,857
85,887,328
53,349,851
22,516,615
38,091,552
8,841,168
75,340,683
10328325
131,776,521

32,522,502

68,106,430
116,246,800

8,325,376
55,658,661

62,060,674

7,756,920
26922976

143,200,103

46,764,759

25,815,999

13,487,344
17,345,335

56,407,700

110,675,047

9,049,740

14936271

30,033,907

43123733

31,367,864
38,392,827

36,764,568

75,880,260

27,190,697

9,431,930
27,512,825

30,410,326

22,301,145

70,189,523

32,720,884
41,982,276

66,014,491

110,378,080
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United Rentals North America, Inc. ZAR 1 2.80% due 06/01/20 5
usD 275000 5.25% due 01/15/30 (b) 30,812,209 EHfEESE 1,280,460
usD 120000 5.50% due 05/15/27 (b) 13,718,888 TAIVRESET (Eif ¥1,246,962) 1,280,460
US Concrete, Inc. B% (0.7%)
usD 250000 6.38% due 06/01/24 (b) 26,799,081 TERAFASR (0.7%)
Ventas Realty LP Sumitomo Mitsui Banking Corp.
UsSD 1000000 4.13% due 01/15/26 (b) 108,340,612 EUR 301539 (0.66)%* due 06/01/20 36,136,108
Verizon Communications, Inc. UsD 1703708 0.01% due 06/01/20 183,548,980
EUR 400,000 1.25% due 04/08/30 (b) 49,632,529 ERfAEEE 219,685,088
GBP 200000 2.50% due 04/08/31 (b) 28,588,070 BA&Et (@i ¥219,030,365) 219,685,088
usD 190000 4.00% due 03/22/50 (b) 25,037,282 RIS ESET (@il ¥220,277,327) 220,965,548
Vistra Operations Co. LLC EER
USD 520000 5.00% due 07/31/27 (b).(d) 56613226 Lhegs
Williams Cos, Inc. BESE (B ¥31,430,712.742) 980  ¥3066,080,077
USD 500000 3.75% due 06/15/27 (b) 57317.0%6 A BET BIEST U OHOEE 20 612,159,073
usb 500000 4.00% due 09/15/25 (b) 58,125,316 EE 700.0% ¥31,281,239,150
Xerox Corp. — - -
USD 415000 2.75% due 09/01/20 44640724 Eg; éé%ggﬁ?%ﬁ%
ZF North America Capital, Inc. (c) 20204 5 A29HRAEDEBEFIE,
usb 341,000 4.50% due 04/29/22 (d) 36,267,393 (d) T44AGEZS-1933FAIZFENE FADMRA144AD R T S E CADBFZRDEARINICTE
Zimmer Biomet Holdings, Inc. TWBEEE. CNSOSESE, BRETICEE U CBSHBIR AR CETT A RET
o MITIHENRVRY ., TNSOIEFFIERENIE L FHRENE R Ao
EUR 1000000 1.41% due 12/13/22 (b) 118,939,029 (e) Fwh - 77 3 I,
HESE 5,352,438,077 (f) SAHO2THLLIE—EBIF. 202055 A290RAEDEYES 1B LLIFRD v T2
EfE (1.0%) ff{ﬂ@i‘;&)[ct?>9—/\°—?4—lz?ﬂf%t LTELANSNTVETD,
Tennessee Valley Authority *(Vg}j?;iﬁélj
GBP 100000 5.63% due 06/07/32 20,036,768 0.5,
U.S. Treasury Bond
usD 15000 2.00% due 02/15/50 (f) 1852117 HAABHD Y N DB Eﬁﬁ%ﬁ@i‘iﬁ@%’ﬂ%ﬁlig’jﬁ\ BIHEEZSDHRITHR T
U.S. Treasury Note [F3<, URTDFRET BEICK > THESINTLET,
USD 1330000 0.38% due 04/30/25 (f) 143,740,918 y
UsD 1300000 0.63% due 05/15/30 (f) 139,754,597 FHIERZ| 2020% 5 R29BEIR . (HIHED0.04%)
usb 215000 2.63% due 06/15/21 (f) 23,744,814 TE bt BRA gi%% Bl
EfRGE 329129214 Short Euro-Bobl June Futures 06/2020 (138)  9.440.172
RESE (Biili ¥8,778,944,649) __8.867,566,233 Short Euro-Bobl September Futures 09/200  (52)  (872,428)
EFEET (il ¥31,210,435,415) _ 30448114529 Short Euro-Bund June Futures 062020 (114) 2,490,255
RIS (0.7%) Long Euro-Buxl 30-Year Bond September Futures 092020 5 184,552
Zf?‘/%ﬁ% (0.0%) Long Euro-OAT September Futures 09/2020 8 1,092,932
EHRE 0.0%) Short Euro-Schatz Note June Futures 062020 (184) 8200584
Browno B*rothers Harriman & Co. Long Government of Australia 10-Year Bond June Futures 06/2020 33 (3,185,175)
cHe I (1.47)%" due 06/02/20 67 Long Government of Canada 10-Year Bond September Futures  09/2020 4 109,123
DKK 1 (0.60)%* due 06/02/20 16 ;
Short Long Gilt September Futures 09/2020  (22) 263,722
SEK 0" (0.30)%* due 06/01/20 2
NOK I (0.20)%" due 06/02/20 8 Long U.S. Ultra 10-Year Note September Futures  09/2020 40 2,360,027
SGD 1 0.00% due 06/01/20 58 Short U.S. Treasury 10-Year Note September Futures  09/2020 (56)  (1,936,315)
AUD 1 0.01% due 06/01/20 1 Short U.S. Treasury 2-Year Note September Futures 09/2020 (145) (930,590)
GBP 1 0.01% due 06/01/20 80 Long U.S. Treasury 5-Year Note September Futures 09/2020 23 304,663
HKD 0" 0.01% due 06/01/20 2 Long U.S. Treasury Long Bond September Futures 09/2020 32 1,417,252
CAD 7650 0.04% due 06/01/20 596,29 Long U.S. Ultra Long Bond September Futures 09/2020 118 _ (7.686,220)
NZD 10251 0.05% due 06/02/20 683,885 ¥11.252554
NEHBBENS| 202055 529805 R (FIEED —0.35%)

B AOVI—N=F1— 5|28 ZiEB 55 el R Rilifad SHiiE fuEalitistas
AUD Barclays Bank Plc 346,733 2020/7/20 usb 227,062 ¥ 334,897 ¥ - ¥ 334,897
AUD Citibank NA 180,772 2020/7/20 usb 120,000 212 - 212
AUD JP Morgan Chase & Co. 189,553 2020/7/20 usb 124,000 197,162 - 197,162
AUD  JP Morgan Chase & Co. 356,182 2020/7/20 usb 234,000 263,232 - 263,232
AUD  UBS AG 5.691,132 2020/7/20 usb 3,670,183 11,602,163 - 11,602,163
BRL Barclays Bank Plc 414,750 2020/6/2 usb 73,000 362,514 - 362,514
BRL BNP Paribas S.A. 407,493 2020/6/2 usb 73,000 218,576 - 218,576
BRL Citibank NA 1,453,169 2020/6/2 usb 251,170 1,765,957 - 1,765,957
BRL Goldman Sachs International 4,525,480 2020/6/2 usb 833,990 - (80,352) (80,352)
BRL Goldman Sachs International 1,234,618 2020/6/2 usb 212,550 1,591,396 - 1,591,396
BRL HSBC Bank 5,904,296 2020/6/2 usb 1,088,089 - (104,835) (104,835)
BRL HSBC Bank 1,212,985 2020/6/2 usb 211,200 1,307,716 - 1,307,716
BRL HSBC Bank 1,245,857 2020/6/2 usb 223,384 647,141 - 647,141
BRL JP Morgan Chase & Co. 6,807,991 2020/6/2 usb 1,184,410 7,444,102 - 7,444,102
BRL JP Morgan Chase & Co. 436,479 2020/6/2 usb 76,000 470,338 - 470,338
BRL JP Morgan Chase & Co. 1,421,605 2020/6/2 usb 240,400 2,300,151 - 2,300,151
BRL JP Morgan Chase & Co. 1,441,034 2020/6/2 usb 254,960 1,116,919 - 1,116,919
BRL Morgan Stanley & Co. International Plc 6,086,100 2020/6/2 usb 1,121,593 - (108,062) (108,062)
BRL UBS AG 439,896 2020/6/2 usD 76,000 538,119 - 538,119
BRL HSBC Bank 339,524 2020/7/72 usb 60,685 187,340 - 187,340
BRL JP Morgan Chase & Co. 646,905 2020/7/2 usD 122,000 - (329,579) (329,579)
CAD Barclays Bank Plc 293,842 2020/7/20 usb 211,623 104,609 - 104,609
CAD BNP Paribas S.A. 294,259 2020/7/20 usb 210,000 311,778 - 311,778
CAD HSBC Bank 1,699,299 2020/7/20 usb 1,205,680 2,557,963 - 2,557,963
CAD HSBC Bank 339,160 2020/7/20 usb 241,957 368,699 - 368,699
CAD  HSBC Bank 318,569 2020/7/20 usD 226,200 461,201 - 461,201
CAD JP Morgan Chase & Co. 432,491 2020/7/20 usb 308,000 528,212 - 528,212
CAD  JP Morgan Chase & Co. 448,367 2020/7/20 usbD 319,000 580,594 - 580,594
CAD  JP Morgan Chase & Co. 289,623 2020/7/20 usD 208,000 165,952 - 165,952
CAD Morgan Stanley & Co. International Plc 3,402,266 2020/7/20 usb 2,449,682 1,275,984 - 1,275,984
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CAD Toronto Dominion Bank 521,714 2020/7/20 usb 372,000 587,728 - 587.728
CHF BNP Paribas S.A. 316,625 2020/7/15 usb 328,000 213,562 213,562
CHF BNP Paribas S.A. 158,945 2020/7/15 usb 166,000 - (37,563) (37,563)
CHF Morgan Stanley & Co. International Plc 211,115 2020/7/15 usb 216,678 360,013 - 360,013
CHF Morgan Stanley & Co. International Plc 380,399 2020/7/15 usb 391,965 482,631 - 482,631
CLP Barclays Bank Plc 344,047,642 2020/6/17 usb 416,590 1,145,009 - 1,145,009
CLP BNP Paribas S.A. 170,569,080 2020/6/17 usb 209,000 301,994 301,994
CLp BNP Paribas S.A. 175,725,000 2020/6/17 usb 220,000 - (193.230) (193.230)
CLp Citibank NA 153,756,910 2020/6/17 usb 191,000 - (7.837) (7.837)
CLP Citibank NA 398,816,167 2020/6/17 usb 485,107 1.090.255 - 1,090.255
CLP HSBC Bank 210,628,383 2020/6/17 usb 259,000 274,369 - 274,369
CLp JP Morgan Chase & Co. 1,376,159,596 2020/6/17 usb 1,688,539 2,186,900 - 2,186,900
CLp JP Morgan Chase & Co. 117,175,800 2020/6/17 usb 138,000 808,138 - 808,138
CLp Morgan Stanley & Co. International Plc 173,870,316 2020/6/17 usb 212,000 420,402 - 420,402
CLP Morgan Stanley & Co. International Plc 181,768,272 2020/6/17 usb 222,000 399.642 - 399.642
CLP Morgan Stanley & Co. International Plc 94,068,000 2020/6/17 usb 117,000 - (20,606) (20,606)
CNH BNP Paribas S.A. 8,980,902 2020/8/7 usb 1,248,658 - (45,887) (45,887)
CNH Citibank NA 27,081,795 2020/8/7 usb 3,795,361 - (3.372,075) (3.372,075)
CNH Citibank NA 5,147,245 2020/6/17 usb 737,639 - (3.220.375) (3.220.375)
CNY Citibank NA 90,595,379 2020/8/7 usb 12,704,442 - (5.789.017) (5.789.017)
Ccop Citibank NA 758,485,350 2020/6/17 usD 189,000 1,614,427 - 1,614,427
Ccop Citibank NA 832,905,961 2020/6/17 usb 214,356 1,039,114 - 1,039,114
cop Goldman Sachs International 580,552,500 2020/6/17 usb 155,000 122,229 - 122,229
Cop Goldman Sachs International 518,358,800 2020/6/17 usb 139,000 43,977 - 43,977
COopP JP Morgan Chase & Co. 455,382,360 2020/6/17 usb 120,000 266,189 - 266,189
CzK Barclays Bank Plc 2,220,210 2020/7/17 usb 90,000 189,753 - 189,753
CczK JP Morgan Chase & Co. 3,652,992 2020/7/17 usb 151,000 - (2,149) (2,149)
CzK JP Morgan Chase & Co. 3,502,302 2020/7/17 usb 142,000 296,292 - 296,292
CzK JP Morgan Chase & Co. 7,810,900 2020/7/17 usb 310.746 1,300,923 - 1,300,923
EGP Citibank NA 641,115 2020/6/17 usb 39,205 94,212 - 94,212
EGP Citibank NA 1,717,862 2020/6/17 usb 105,197 236,505 - 236,505
EGP Citibank NA 601,379 2020/6/17 usbD 36,293 140,248 = 140,248
EUR Bank of America NA 547,954 2020/7/17 usb 598,916 1,203,343 - 1,203,343
EUR Barclays Bank Plc 300,088 2020/7/17 usb 330.000 443,479 - 443,479
EUR BNP Paribas S.A. 252,196 2020/7/17 usb 276,000 516,287 - 516,287
EUR Citibank NA 9,000,649 2020/7/17 usb 9,749,885 29,226,586 - 29,226,586
EUR Citibank NA 393,491 2020/7/17 CzK 10,664,688 - (286,754) (286,754)
EUR JP Morgan Chase & Co. 1,761,595 2020/7/17 usb 1,932,486 3,109,167 - 3,109,167
EUR JP Morgan Chase & Co. 185,951 2020/7/17 usb 204,000 327.077 - 327.077
EUR JP Morgan Chase & Co. 377,134 2020/7/17 usb 410,000 1,066,114 - 1,066,114
EUR JP Morgan Chase & Co. 152,037 2020/7/17 usb 167,000 245,326 - 245,326
EUR JP Morgan Chase & Co. 670,981 2020/7/17 usb 737,432 1,037.829 - 1,037.829
EUR JP Morgan Chase & Co. 212,759 2020/7/17 usb 234,000 310,780 - 310,780
EUR JP Morgan Chase & Co. 158,859 2020/7/17 usb 174,000 309.442 - 309.442
EUR JP Morgan Chase & Co. 215,851 2020/7/17 usb 236,000 466,099 - 466,099
EUR JP Morgan Chase & Co. 163,282 2020/7/17 usb 177,000 516,656 - 516,656
EUR JP Morgan Chase & Co. 168,031 2020/7/17 usb 185,988 118,280 - 118,280
EUR Morgan Stanley & Co. International Plc 168,138 2020/7/17 usb 185,626 170,082 170,082
EUR Morgan Stanley & Co. International Plc 167.501 2020/7/17 usb 186,740 - (26.275) (26,275)
EUR Morgan Stanley & Co. International Plc 130.891 2020/7/20 usb 142,200 382,221 - 382,221
GBP Barclays Bank Plc 163,466 2020/7/17 usD 204,000 - (203,227) (203,227)
GBP Barclays Bank Plc 80,904 2020/7/17 usD 102,000 - (211,991) (211,991)
GBP Barclays Bank Plc 149,308 2020/7/17 usb 184,631 (2,472) (2,472)
GBP Citibank NA 2,149,550 2020/7/17 usb 2.627.502 3.256.663 - 3.256.663
GBP Deutsche Bank AG 286,257 2020/7/17 usb 349,110 519,371 - 519,371
GBP JP Morgan Chase & Co. 628,765 2020/7/17 usb 793.362 - (1.716,464) (1.716,464)
GBP JP Morgan Chase & Co. 115,368 2020/7/17 usb 144,000 - (146,064) (146,064)
GBP JP Morgan Chase & Co. 98,852 2020/7/17 usb 123,000 (83,646) (83,646)
HUF Barclays Bank Plc 57,672,010 2020/7/17 usb 179,000 662,220 - 662,220
HUF Citibank NA 80,604,500 2020/7/17 usb 250,000 944,590 - 944,590
HUF Goldman Sachs International 37,425,525 2020/7/17 usb 116,250 420,027 - 420,027
HUF JP Morgan Chase & Co. 67,953,229 2020/7/17 EUR 193,492 293,197 - 293,197
HUF JP Morgan Chase & Co. 59,279,190 2020/7/17 usb 183,000 787,081 - 787,081
HUF JP Morgan Chase & Co. 81,490,289 2020/7/17 usb 245,675 1,716,453 - 1,716,453
HUF Morgan Stanley & Co. International Plc 12,420,538 2020/7/17 usb 38.750 121,124 - 121,124
HUF Morgan Stanley & Co. International Plc 42,913,514 2020/7/17 usb 133,000 513,555 - 513,555
IDR Barclays Bank Plc 4,840,804,090 2020/6/17 usb 316,256 1,550,865 1,550,865
IDR BNP Paribas S.A. 3,428,891,593 2020/6/17 usb 241,115 - (743,468) (743,468)
IDR BNP Paribas S.A. 4,126.886.,827 2020/6/17 usb 287.110 - (562.,268) (562.268)
IDR Credit Suisse International 10,353,417.829 2020/6/17 usb 717,741 - (1,135,763) (1.135,763)
IDR HSBC Bank 6.192,564,800 2020/6/17 usb 397.000 2,799,128 - 2,799,128
IDR HSBC Bank 2.749,287,725 2020/6/17 usb 186,203 171,138 - 171,138
IDR JP Morgan Chase & Co. 3,765,421,800 2020/6/17 usb 238,000 2,068,026 - 2,068,026
IDR JP Morgan Chase & Co. 3,274,200,000 2020/6/17 usb 214,000 1,039,028 - 1,039,028
IDR JP Morgan Chase & Co. 6,075,869,800 2020/6/17 usb 403,000 1,294,289 1,294,289
IDR Morgan Stanley & Co. International Plc  4,942,082.818 2020/6/17 usb 345,721 - (877.741) (877.741)
IDR Morgan Stanley & Co. International Plc  2,154,774,181 2020/9/16 usb 142,795 287,710 - 287,710
IDR Toronto Dominion Bank 4,272,397,083 2020/9/16 usb 282,790 606,740 - 606,740
ILS Barclays Bank Plc 395,005 2020/6/17 usb 111,150 174,685 - 174,685
ILS Barclays Bank Plc 508,957 2020/6/17 usb 143,150 232,064 - 232,064
ILS Barclays Bank Plc 1,966,414 2020/6/17 usb 549,000 1,335,691 - 1,335,691
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ILS Barclays Bank Plc 1,624,448 2020/6/17 usb 448,000 1,698,748 - 1,698,748
ILS BNP Paribas S.A. 762,491 2020/6/17 usb 217,538 16,103 - 16,103
ILS Citibank NA 692,537 2020/6/17 usb 196,000 184,778 - 184,778
ILS Citibank NA 841,752 2020/6/17 usb 240,000 34,003 - 34,003
ILS JP Morgan Chase & Co. 1,079.916 2020/6/17 usb 310.000 - (182,010) (182,010)
ILS Morgan Stanley & Co. International Plc 679,341 2020/6/17 usb 193,000 102,125 - 102,125
INR Citibank NA 12,807,300 2020/6/17 usbD 165,000 444,957 = 444,957
INR HSBC Bank 26,282,407 2020/6/17 usb 338,000 978,125 - 978,125
INR JP Morgan Chase & Co. 23,721,059 2020/6/17 usb 304,000 997,005 - 997,005
INR JP Morgan Chase & Co. 18,981,945 2020/6/17 usb 243,000 826,398 - 826,398
INR JP Morgan Chase & Co. 20,050,744 2020/6/17 usD 259,000 623,293 - 623,293
INR JP Morgan Chase & Co. 19,865,010 2020/6/17 usbD 255,000 789,949 = 789,949
INR JP Morgan Chase & Co. 20,926,755 2020/6/17 usb 272,000 469,097 - 469,097
INR JP Morgan Chase & Co. 25,072.875 2020/6/17 usb 323,000 873,336 - 873,336
INR JP Morgan Chase & Co. 29,420,429 2020/6/17 usb 384,000 486,976 - 486,976
INR JP Morgan Chase & Co. 21,283,740 2020/6/17 usb 276,000 546,035 - 546,035
INR Toronto Dominion Bank 41,561,937 2020/6/17 usb 569,763 - (2,251,543) (2,251,543)
JPY Bank of America NA 10,000,000 2020/6/1 usb 92,740 8,634 - 8,634
KRW  Barclays Bank Plc 268,953,000 2020/6/17 usb 222,000 - (521.235) (521.235)
KRW  Barclays Bank Plc 166,386,500 2020/6/17 usb 137,000 - (285.917) (285.917)
KRW  Credit Suisse International 240,609,600 2020/6/17 usb 196,000 - (185,746) (185,746)
KRW  Credit Suisse International 3.847,240,673 2020/6/17 usD 3,254,884 - (15,995,773) (15,995,773)
KRW  Goldman Sachs International 219,158,650 2020/6/17 usb 179,000 - (220.231) (220.231)
KRW  HSBC Bank 238,940,100 2020/6/17 usb 194,000 - (115.518) (115.518)
KRW  JP Morgan Chase & Co. 286,685,100 2020/6/17 usb 234,000 - (271.618) (271.618)
KRW  JP Morgan Chase & Co. 153,950,000 2020/6/17 usb 125,000 - (74,975) (74,975)
KRW  JP Morgan Chase & Co. 358,173,200 2020/6/17 usbD 290,000 - (86,173) (86,173)
KRW  JP Morgan Chase & Co. 73,842,805 2020/6/17 usb 60,719 - (118,060) (118.,060)
KRW  JP Morgan Chase & Co. 237,951,107 2020/6/17 usb 195,550 - (368.485) (368.485)
KRW  JP Morgan Chase & Co. 159,604,549 2020/6/17 usb 131,431 - (275.896) (275.896)
KRW  Morgan Stanley & Co. International Plc 185,017,500 2020/6/17 usD 150,000 - (65,836) (65,836)
KRW Morgan Stanley & Co. International Plc 277,916,100 2020/6/17 usb 227,000 - (280,274) (280,274)
KRW  Toronto Dominion Bank 225,431,750 2020/6/17 usb 185,000 - (320.932) (320,932)
KzT Morgan Stanley & Co. International Plc 34,222,783 2020/6/30 usb 72,276 1,098.596 - 1,098,596
MXN  BNP Paribas S.A. 710,575 2020/6/17 usb 29,077 318.787 - 318.787
MXN  BNP Paribas S.A. 4,474,468 2020/6/17 usD 186,000 1,694,688 - 1,694,688
MXN  Citibank NA 42,194,998 2020/6/17 usbD 2,015,669 = (12,202,418) (12,202,418)
MXN  Goldman Sachs International 5,549,726 2020/6/17 usb 232,730 1,883,025 - 1,883,025
MXN  JP Morgan Chase & Co. 4,028,653 2020/6/17 usb 179,000 283,682 - 283,682
MXN  JP Morgan Chase & Co. 1,862,466 2020/6/17 usb 81,000 319,923 - 319,923
MXN  JP Morgan Chase & Co. 2,022,760 2020/6/17 usD 88,000 344,365 - 344,365
MXN  JP Morgan Chase & Co. 3,161,426 2020/6/17 usbD 135,000 811,545 = 811,545
MXN  Morgan Stanley & Co. International Plc 3,560,771 2020/6/17 usb 145,692 1,599,205 - 1,599,205
MYR Goldman Sachs International 5,452,650 2020/6/17 usb 1,260,000 - (720.705) (720.705)
NOK  JP Morgan Chase & Co. 3.,590.721 2020/7/15 usb 353,234 1,754,722 - 1,754,722
NzD  Bank of America NA 909,847 2020/7/20 usD 554,540 941,736 - 941,736
NZD  JP Morgan Chase & Co. 242,567 2020/7/20 usbD 148,000 234,017 - 234,017
NZD  Morgan Stanley & Co. International Plc 311,106 2020/7/20 usb 189,077 379.917 - 379.917
PEN Bank of America NA 267,050 2020/6/17 usb 76,164 164,011 - 164,011

PEN BNP Paribas S.A. 659,232 2020/6/17 usb 189,000 298,910 - 298,910
PEN Citibank NA 1,399,744 2020/6/17 usb 417,000 - (1,056.,114) (1,056.,114)
PEN Goldman Sachs International 541,766 2020/6/17 usb 153,340 459,208 - 459,208
PEN HSBC Bank 556,326 2020/6/17 usb 163,000 - (125,066) (125,066)
PEN JP Morgan Chase & Co. 747,670 2020/6/17 usb 220,000 - (269.034) (269.034)
PEN JP Morgan Chase & Co. 1,090.480 2020/6/17 usb 317.000 24,565 - 24,565
PHP Citibank NA 15,091,638 2020/6/17 usb 298,844 - (87.847) (87.847)
PHP HSBC Bank 14,679,360 2020/6/17 usbD 288,000 203,264 - 203,264
PHP JP Morgan Chase & Co. 6,178,806 2020/6/17 usb 120,951 114,952 - 114,952
PHP JP Morgan Chase & Co. 13,588,298 2020/6/17 usb 267,000 144,430 - 144,430
PHP JP Morgan Chase & Co. 15,629,718 2020/6/17 usb 296,000 1,363,067 - 1,363,067
PHP JP Morgan Chase & Co. 11,891,713 2020/6/17 usD 227,000 844,121 - 844,121

PHP JP Morgan Chase & Co. 19,844,839 2020/6/17 usb 386,000 634,928 - 634,928
PLN Barclays Bank Plc 511,102 2020/7/17 usb 124,000 390.218 - 390.218
PLN Citibank NA 721,398 2020/7/17 usb 179,000 122,319 - 122,319
PLN Citibank NA 646,751 2020/7/17 usb 161,000 53,446 - 53,446
PLN JP Morgan Chase & Co. 621,811 2020/7/17 usD 150,000 567,285 - 567,285
PLN Morgan Stanley & Co. International Plc 667,410 2020/7/17 usb 167,000 - (37,140) (37,140)
PLN Morgan Stanley & Co. International Plc 614,822 2020/7/17 usb 148,000 594,700 - 594,700
PLN Morgan Stanley & Co. International Plc 666,662 2020/7/17 usb 162,000 481,099 - 481,099
PLN UBS AG 5,069,282 2020/7/17 usb 1,213,073 5,679,248 - 5,679,248
RUB Barclays Bank Plc 5,259,143 2020/6/17 usb 74,000 30.818 - 30,818
RUB Barclays Bank Plc 61,982,325 2020/6/17 usb 929,619 - (5.828.296) (5.828.296)
RUB Barclays Bank Plc 8,084,103 2020/6/17 usD 106,230 857,288 - 857,288
RUB Barclays Bank Plc 10,542,244 2020/6/17 usD 136,000 1,390,633 - 1,390,633
RUB Barclays Bank Plc 9,479,569 2020/6/17 usb 124,704 990,544 - 990,544
RUB Barclays Bank Plc 17,222,497 2020/6/17 usb 229,380 1,496,135 - 1,496,135
RUB Barclays Bank Plc 7,953,534 2020/6/17 usb 112,000 37.134 - 37.134
RUB Citibank NA 6,396,680 2020/6/17 usD 86,000 468,976 - 468,976
RUB Citibank NA 66,120,208 2020/6/17 usbD 915,133 2,027,540 - 2,027,540
RUB JP Morgan Chase & Co. 13,594,976 2020/6/17 usb 182,115 1,068,062 - 1,068,062
RUB Morgan Stanley & Co. International Plc 27,403,988 2020/6/17 usb 346,600 4,360,735 - 4,360,735
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RUB Morgan Stanley & Co. International Plc 66,621,691 2020/9/16 usb 926,234 427,967 - 427,967
SEK Barclays Bank Plc 6,035,361 2020/7/15 usD 594,915 4,968,536 - 4,968,536
SEK Citibank NA 3,191,079 2020/7/15 usb 323,000 1,717,186 - 1,717.186
SEK Credit Suisse International 2,117.910 2020/7/15 usb 217.000 856,989 - 856,989
SEK JP Morgan Chase & Co. 1,868,789 2020/7/15 usb 187,000 1,238,002 - 1,238,002
SEK JP Morgan Chase & Co. 1,779,617 2020/7/15 usb 180,000 971,895 - 971,895
SEK JP Morgan Chase & Co. 1,965,012 2020/7/15 usb 199,000 1,046,421 - 1,046,421
SEK JP Morgan Chase & Co. 2,522,097 2020/7/15 usb 259,051 951,812 - 951,812
SEK Morgan Stanley & Co. International Plc 1,156,259 2020/7/15 usb 118,000 518,437 - 518,437
SEK Toronto Dominion Bank 1,864,027 2020/7/15 usb 198,000 - (772) (772)
SGD Barclays Bank Plc 270,103 2020/6/17 usbD 189,000 227,926 - 227,926
SGD BNP Paribas S.A. 386,142 2020/6/17 usD 272,000 131,601 - 131,601
SGD BNP Paribas S.A. 338,336 2020/6/17 usb 238,000 150,341 - 150,341
SGD Citibank NA 691,701 2020/6/17 usb 488,000 153,579 - 153,579
SGD Credit Suisse International 493,243 2020/6/17 usb 347,000 215,756 - 215,756
SGD Credit Suisse International 430,864 2020/6/17 usb 305.000 - (14,4571) (14,457)
SGD Credit Suisse International 447,623 2020/6/17 usb 314,000 293,355 - 293,355
SGD Credit Suisse International 1,022,315 2020/6/17 usb 723,000 38,479 - 38,479
SGD Credit Suisse International 275,461 2020/6/17 usb 194,000 97.707 - 97.707
SGD Goldman Sachs International 435,903 2020/6/17 usb 307.000 154,151 - 154,151
SGD JP Morgan Chase & Co. 1,719,050 2020/6/17 usb 1,240,878 - (2,642,498) (2,642,498)
THB Citibank NA 6,383,000 2020/6/17 usD 200,000 70,086 - 70,086
THB Credit Suisse International 13,845,848 2020/6/17 usb 423,000 1,319,103 - 1,319,103
THB Credit Suisse International 10.854,649 2020/6/17 usb 331,000 1,100,572 - 1,100,572
THB HSBC Bank 9.456,918 2020/6/17 usb 291,000 676,413 - 676,413
THB HSBC Bank 13,353,523 2020/6/17 usb 409,000 1,160,087 - 1,160,087
THB HSBC Bank 6,217,845 2020/6/17 usD 190,000 588,002 - 588,002
THB HSBC Bank 36,300,169 2020/6/17 usb 1,153,577 - (1.343,663) (1.343,663)
THB HSBC Bank 7.167.600 2020/6/17 usb 220,000 572,460 - 572,460
THB JP Morgan Chase & Co. 5,784,183 2020/6/17 usb 177,000 519,902 - 519,902
TRY Bank of America NA 2,141,703 2020/6/17 usb 301,000 1,271,741 - 1,271,741
TRY Barclays Bank Plc 2,160,704 2020/6/17 usD 292,275 2,510,463 - 2,510,463
TRY Barclays Bank Plc 662,226 2020/6/17 usb 95,000 185,434 - 185,434
TRY Barclays Bank Plc 1,546,915 2020/6/17 usb 214,100 1,274,779 - 1,274,779
TRY Barclays Bank Plc 1,049,610 2020/6/17 usb 150,000 355,560 - 355,560
TRY Barclays Bank Plc 1,500,198 2020/6/17 usbD 216,000 335,169 - 335,169
TRY Barclays Bank Plc 1,011,528 2020/6/17 usb 140,000 833,579 - 833,579
TWD  Barclays Bank Plc 6,474,412 2020/6/17 usb 217,000 - (143,539) (143,539)
TWD  Citibank NA 13,200,342 2020/6/17 usb 444,000 - (461.761) (461.761)
TWD  Credit Suisse International 10,113,855 2020/6/17 usb 341,000 - (441.633) (441.633)
TWD  Credit Suisse International 7,743,410 2020/6/17 usb 262,000 - (437.,459) (437.,459)
TWD  Credit Suisse International 10,701,790 2020/6/17 usb 359,000 - (270,958) (270,958)
TWD  Credit Suisse International 12,466,432 2020/6/17 usb 418,000 - (294,490) (294,490)
TWD  Credit Suisse International 11,432,933 2020/6/17 usb 383,000 - (232,730) (232,730)
TWD  Goldman Sachs International 11.105.885 2020/6/17 usb 371,000 - (113.623) (113.623)
TWD  JP Morgan Chase & Co. 6,355,760 2020/6/17 usb 212,000 - (30,698) (30,698)
usb Barclays Bank Plc 76,433 2020/6/2 BRL 414,750 7,364 - 7,364
usb BNP Paribas S.A. 75,096 2020/6/2 BRL 407,493 7.236 - 7.236
usb Citibank NA 267.801 2020/6/2 BRL 1,453,169 25,802 - 25,802
usb Goldman Sachs International 227525 2020/6/2 BRL 1,234,618 21,922 - 21,922
usb Goldman Sachs International 809,915 2020/6/2 BRL 4,525,480 - (2,513,399) (2,513,399)
usD HSBC Bank 223,538 2020/6/2 BRL 1,212,985 21,537 - 21,537
usb HSBC Bank 229,596 2020/6/2 BRL 1,245,857 22,121 - 22,121
usb HSBC Bank 1,040,661 2020/6/2 BRL 5,904,296 - (5.004,779) (5.004,779)
usb JP Morgan Chase & Co. 1,254,629 2020/6/2 BRL 6,807,991 120,881 - 120,881
usb JP Morgan Chase & Co. 80,438 2020/6/2 BRL 436,479 7.750 - 7.750
usb JP Morgan Chase & Co. 265,565 2020/6/2 BRL 1,441,034 25,586 - 25,586
usb JP Morgan Chase & Co. 261,984 2020/6/2 BRL 1,421,605 25,242 - 25,242
usb Morgan Stanley & Co. International Plc 1.075.644 2020/6/2 BRL 6,086,100 - (4.842,294) (4.842,294)
usb UBS AG 81,067 2020/6/2 BRL 439,896 7.810 - 7.810
usb Bank of America NA 183,938 2020/6/17 THB 5,904,943 - (181.483) (181.483)
usD Bank of America NA 286,000 2020/6/17 ZAR 5,249,273 - (1.216,326) (1,216,326)
usb Bank of America NA 83,000 2020/6/17 ZAR 1,576,369 - (676,176) (676,176)
usb Bank of America NA 168,322 2020/6/17 ILS 590914 - (41,006) (41,006)
usb Bank of America NA 641,000 2020/6/17 SGD 907,523 - (122.147) (122.147)
usD Barclays Bank Plc 116,000 2020/6/17 IDR 1,667.848,000 223,672 - 223,672
usD Barclays Bank Plc 193,000 2020/6/17 TRY 1,308,752 199,256 - 199,256
usb Barclays Bank Plc 181,000 2020/6/17 THB 5.871,278 - (383.953) (383,953)
usb Barclays Bank Plc 245,967 2020/6/17 RUB 18.194,179 - (1.187.878) (1.187.878)
usb Barclays Bank Plc 106.000 2020/6/17 ZAR 2,037,108 - (1.009.430) (1.009.430)
usb Barclays Bank Plc 433,883 2020/6/17 IDR 6.551.633,300 - (1.468,173) (1.468,173)
usb Barclays Bank Plc 287,000 2020/6/17 IDR 4,592,574,000 - (2,875,777) (2,875,777)
usb Barclays Bank Plc 201,750 2020/6/17 RUB 15,372,846 - (1.658,071) (1.658,071)
usb Barclays Bank Plc 79,000 2020/6/17 RUB 6,380.830 - (1.198.,847) (1.198,847)
usD Barclays Bank Plc 104,220 2020/6/17 RUB 8,085,179 - (1.075.426) (1.075.426)
usb Barclays Bank Plc 312,000 2020/6/17 TRY 1,974,614 2,541,724 - 2,541,724
usb Barclays Bank Plc 499,054 2020/6/17 MYR 2,091,737 1,967,049 - 1,967,049
usb Barclays Bank Plc 139,000 2020/6/17 TRY 992,113 - (635.847) (635.847)
usD Barclays Bank Plc 151,000 2020/6/17 TRY 1,033,897 - (652) (652)
usb Barclays Bank Plc 79,000 2020/6/17 RUB 6,392,759 - (1.216,996) (1.216,996)

usb Barclays Bank Plc 127,380 2020/6/17 RUB 9,630,531 - (931,986) (931,986)
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usb Barclays Bank Plc 244,665 2020/6/17 TRY 1,557,758 1,846,874 - 1,846,874
UsD Barclays Bank Plc 233,028 2020/6/17 TRY 1,627,062 - (496.,866) (496.,866)
usD Barclays Bank Plc 174,000 2020/6/17 TRY 1,192,974 - (25,852) (25,852)
usD Barclays Bank Plc 238,332 2020/6/17 TRY 1,498,488 2,097,146 - 2,097,146
usD Barclays Bank Plc 243,631 2020/6/17 INR 18,600,496 - (215,848) (215,848)
usb Barclays Bank Plc 230,152 2020/6/17 TRY 1,549,913 407,062 - 407,062
usD Barclays Bank Plc 364,000 2020/6/17 ILS 1,394,666 - (3.680,489) (3.680,489)
usD BNP Paribas S.A. 151,000 2020/6/17 MXN 3,543,994 - (945,996) (945,996)
usD BNP Paribas S.A. 219,000 2020/6/17 SGD 310,244 - (55,886) (55,886)
usD BNP Paribas S.A. 173,000 2020/6/17 IDR 2,977,805,750 - (3,274,551) (3,274,551)
usb BNP Paribas S.A. 212,000 2020/6/17 IDR 3,527,256,000 - (3,116,274) (3,116,274)
usD BNP Paribas S.A. 424,992 2020/6/17 COopP 1,614,757,044 - (999,947) (999,947)
usD BNP Paribas S.A. 157,000 2020/6/17 IDR 2,569,933,000 - (1,997,083) (1,997,083)
usD Citibank NA 204,476 2020/6/17 RUB 15,012,628 - (816,396) (816,396)
usD Citibank NA 80,000 2020/6/17 ZAR 1,447,117 - (210,836) (210,836)
usD Citibank NA 173,767 2020/6/17 PEN 596,299 32,272 - 32,272
usD Citibank NA 413,000 2020/6/17 ILS 1,555,978 - (3.363,122) (3.363,122)
usD Citibank NA 193,000 2020/6/17 SGD 274,940 - (165,749) (165,749)
usD Citibank NA 374,708 2020/6/17 IDR 5,611,214,829 - (923,054) (923,054)
usD Citibank NA 663,817 2020/6/17 PEN 2,280,344 48,399 - 48,399
usb Citibank NA 102,000 2020/6/17 CopP 402,900,000 - (684.,684) (684.684)
usD Citibank NA 370,000 2020/6/17 CLP 315,063,695 - (2,286,678) (2,286,678)
usD Citibank NA 126,000 2020/6/17 COP 509,922,000 - (1,199,837) (1,199,837)
usD Citibank NA 199,285 2020/6/17 ZAR 3,733,923 - (1,312,540) (1,312,540)
usD Citibank NA 126,000 2020/6/17 ZAR 2,304,264 - (484,912) (484,912)
usb Citibank NA 104,220 2020/6/17 CLP 89,701,112 - (771,878) (771,878)
usb Citibank NA 188,000 2020/6/17 PHP 9,578,544 - (124,569) (124,569)
usb Citibank NA 557,000 2020/6/17 SGD 795,254 - (613,558) (613,558)
usb Citibank NA 201,000 2020/6/17 PHP 10,211,001 - (69,606) (69,606)
usb Citibank NA 173,958 2020/6/17 TRY 1,095,728 1,499,478 - 1,499,478
usD Citibank NA 87.340 2020/6/17 ILS 306,943 - (31,309) (31,309)
usD Citibank NA 181,000 2020/6/17 ILS 646,306 - (378,805) (378,805)
usb Citibank NA 197,000 2020/6/17 COP 773,974,585 - (1,201,425) (1,201,425)
Usb Citibank NA 394,000 2020/6/17 ILS 1,382,034 - (60,667) (60,667)
Usb Citibank NA 316,000 2020/6/17 PHP 16,047,744 - (98,005) (98,005)
usb Citibank NA 67,481 2020/6/17 CcOoP 233,119,863 515,441 - 515,441
usb Citibank NA 56,995 2020/6/17 EGP 922,743 - (74,407) (74,407)
usD Citibank NA 126,168 2020/6/17 EGP 2,037,613 - (130,729) (130,729)
usb Citibank NA 203,945 2020/6/17 INR 15,415,183 40,367 - 40,367
Usb Citibank NA 171,000 2020/6/17 INR 12,975,343 - (37.714) (37.714)
usD Citibank NA 212,000 2020/6/17 INR 16,057,304 - (5.383) (5.383)
usD Citibank NA 459,011 2020/6/17 KRW 560,420,300 701,265 - 701,265
usD Credit Suisse International 310,000 2020/6/17 SGD 441,772 - (278,277) (278,277)
usD Credit Suisse International 490,000 2020/6/17 THB 15,466,458 410,304 - 410,304
usD Credit Suisse International 205,000 2020/6/17 THB 6,540,935 - (66,285) (66,285)
usD Credit Suisse International 126,000 2020/6/17 KRW 154,696,500 117,764 - 117,764
usb Credit Suisse International 905,000 2020/6/17 TWD 26,935,515 835,670 - 835,670
usD Credit Suisse International 206,000 2020/6/17 INR 15,695,140 - (136,504) (136,504)
ush Goldman Sachs International 429,000 2020/6/17 TWD 12,746,877 473,097 - 473,097
usD Goldman Sachs International 241,115 2020/6/17 COP 836,837,831 1,729,257 - 1,729,257
usb Goldman Sachs International 189,000 2020/6/17 PHP 9,549,981 43,898 - 43,898
usb Goldman Sachs International 228,933 2020/6/17 COP 930,651,564 - (2,300,518) (2,300,518)
usD Goldman Sachs International 309,660 2020/6/17 ILS 1,091,969 - (225,245) (225,245)
usD Goldman Sachs International 223,000 2020/6/17 COP 864,816,300 - (1,032,438) (1,032,438)
usb HSBC Bank 230,152 2020/6/17 CLP 191,014,652 - (758,287) (758,287)
usD HSBC Bank 218,000 2020/6/17 INR 16,618,140 - (156.859) (156.859)
usD HSBC Bank 86,846 2020/6/17 CcopP 303,411,265 565,065 - 565,065
usD HSBC Bank 211,900 2020/6/17 CLP 180,846,055 - (1,364,187) (1,364,187)
usD HSBC Bank 238,000 2020/6/17 KRW 292,697,874 179,535 - 179,535
usD HSBC Bank 180,000 2020/6/17 MXN 4,324,500 - (1,612,679) (1,612,679)
usD HSBC Bank 80,246 2020/6/17 ZAR 1,247,785 1,031,639 - 1,031,639
usD HSBC Bank 321,000 2020/6/17 PHP 16,308,405 - (113,893) (113,893)
usD HSBC Bank 155,000 2020/6/17 IDR 2,481,085,000 - (1,558,821) (1,558,821)
usD HSBC Bank 559,000 2020/6/17 THB 17,769,045 46,001 - 46,001
usD HSBC Bank 166,000 2020/6/17 IDR 2,437,919,160 - (56,402) (56,402)
usb HSBC Bank 175,000 2020/6/17 INR 13,293,000 - (58.709) (58,709)
usb HSBC Bank 144,000 2020/6/17 KRW 177,062,400 111,419 - 111,419
usD HSBC Bank 536,000 2020/6/17 TWD 15,874,176 777,641 - 777,641
usD HSBC Bank 229,950 2020/6/17 CLP 196,699,230 - (1,540,365) (1,540,365)
usD HSBC Bank 341,000 2020/6/17 PHP 17,638,771 - (789,464) (789,464)
usb HSBC Bank 206,000 2020/6/17 INR 15,674,499 - (107,143) (107,143)
usD HSBC Bank 330,000 2020/6/17 PHP 16,669,686 87,037 - 87,037
usD HSBC Bank 679,812 2020/6/17 CLP 567,676,609 - (2,703,515) (2,703,515)
usD JP Morgan Chase & Co. 205,000 2020/6/17 TRY 1,341,092 983,043 - 983,043
usD JP Morgan Chase & Co. 2,262,829 2020/6/17 ZAR 36,355,748 21,954,203 - 21,954,203
usb JP Morgan Chase & Co. 181,000 2020/6/17 ZAR 3,333,651 - (840,284) (840,284)
usD JP Morgan Chase & Co. 376,600 2020/6/17 SGD 528,533 282,965 - 282,965
usD JP Morgan Chase & Co. 131,431 2020/6/17 CLP 111,214,941 - (718,426) (718,426)
usD JP Morgan Chase & Co. 279,500 2020/6/17 MXN 6,556,835 - (1,736,105) (1,736,105)
usD JP Morgan Chase & Co. 71,000 2020/6/17 MXN 1,759,778 - (898,366) (898,366)
usD JP Morgan Chase & Co. 310,068 2020/6/17 INR 24,124,531 - (917.319) (917.319)
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usD JP Morgan Chase & Co. 160,000 2020/6/17 INR 12,125,600 - (13,849) (13.849)
usb JP Morgan Chase & Co. 185,000 2020/6/17 INR 14,003,945 7.145 - 7.145
usb JP Morgan Chase & Co. 239,000 2020/6/17 Ccop 932,697,500 - (1.275,446) (1.275,446)
usb JP Morgan Chase & Co. 280,000 2020/6/17 PHP 14,205,800 - (57.656) (57.656)
usb JP Morgan Chase & Co. 182,115 2020/6/17 CLP 150,394,209 - (499.420) (499.420)
usD JP Morgan Chase & Co. 198,000 2020/6/17 INR 15,056,613 - (89.942) (89.942)
usbD JP Morgan Chase & Co. 107,000 2020/6/17 ZAR 2,031,281 - (866,167) (866,167)
usb JP Morgan Chase & Co. 200,000 2020/6/17 PHP 10,206,320 - (167.362) (167.362)
usb JP Morgan Chase & Co. 177.800 2020/6/17 MXN 4,380.360 - (2.120,.914) (2.120.914)
usb JP Morgan Chase & Co. 217,000 2020/6/17 INR 16,610,916 - (254.295) (254.295)
usD JP Morgan Chase & Co. 212,000 2020/6/17 CLP 179,299,000 - (1,146,495) (1,146,495)
usbD JP Morgan Chase & Co. 960,641 2020/6/17 CLP 803,191,803 - (3.955,243) (3,955,243)
usb JP Morgan Chase & Co. 229,380 2020/6/17 CLp 192,324,579 - (1.016,646) (1.016,646)
usb JP Morgan Chase & Co. 534,266 2020/6/17 MXN 11.337.552 2,488,920 - 2,488,920
usb JP Morgan Chase & Co. 205,000 2020/6/17 CLP 171,790,000 - (896.141) (896.141)
usD JP Morgan Chase & Co. 229,792 2020/6/17 CLP 189,980,536 - (658,750) (658,750)
usD JP Morgan Chase & Co. 284,400 2020/6/17 INR 22,214,484 - (965,169) (965,169)
usb JP Morgan Chase & Co. 201,000 2020/6/17 PHP 10,214,418 - (76,875) (76.875)
usb JP Morgan Chase & Co. 105.000 2020/6/17 IDR 1.554,357,000 - (126.169) (126.169)
usb JP Morgan Chase & Co. 521,000 2020/6/17 TWD 15,489,330 542,776 - 542,776
usD JP Morgan Chase & Co. 145,759 2020/6/17 MXN 3,546,754 - (1,523,918) (1,523,918)
usbD JP Morgan Chase & Co. 206,000 2020/6/17 IDR 3,065,928,900 - (368,401) (368,401)
usb JP Morgan Chase & Co. 217,000 2020/6/17 IDR 3.219,672,400 - (314,712) (314,712)
usb JP Morgan Chase & Co. 29.077 2020/6/17 MXN 709,028 - (311.274) (311.274)
usb JP Morgan Chase & Co. 257,000 2020/6/17 PHP 13.015.457 - (3.064) (3.064)
usb JP Morgan Chase & Co. 243,170 2020/6/17 KRW 287,937,597 1,150,409 - 1,150,409
usbD JP Morgan Chase & Co. 60,719 2020/6/17 CLP 51,950,569 - (408,281) (408,281)
usb JP Morgan Chase & Co. 98,000 2020/6/17 IDR 1,630.328,000 - (1,439,100) (1,439,100)
usb JP Morgan Chase & Co. 424,500 2020/6/17 ZAR 8.111.840 - (3.760.,639) (3.760.639)
usb JP Morgan Chase & Co. 255,000 2020/6/17 PHP 13.040.445 - (271.641) (271.641)
usb JP Morgan Chase & Co. 234,231 2020/6/17 TRY 1,524,797 1,241,539 - 1,241,539
usb JP Morgan Chase & Co. 335,000 2020/6/17 PHP 17,036,258 - (154,134) (154,134)
usb JP Morgan Chase & Co. 150,447 2020/6/17 RUB 11,021,431 - (563,574) (563,574)
usb Morgan Stanley & Co. International Plc 273,000 2020/6/17 INR 20,857,637 - (263.069) (263.069)
usb Morgan Stanley & Co. International Plc 229,000 2020/6/17 MXN 4,680,144 1,938,120 - 1,938,120
usb Morgan Stanley & Co. International Plc 178,150 2020/6/17 MXN 4,329,045 - (1.834,019) (1.834,019)
usb Morgan Stanley & Co. International Plc 256,000 2020/6/17 KRW 316,433,920 54,028 - 54,028
usb Morgan Stanley & Co. International Plc 332,679 2020/6/17 SGD 471,470 - (98,891) (98,891)
usb Morgan Stanley & Co. International Plc 243,170 2020/6/17 KRW 288,667,107 1,086,963 - 1,086,963
usb Morgan Stanley & Co. International Plc 241,608 2020/6/17 KRW 285,991,390 1,151,425 - 1,151,425
usb Morgan Stanley & Co. International Plc 184,000 2020/6/17 CLp 153,897,600 - (764.,965) (764.,965)
usb Morgan Stanley & Co. International Plc 144,900 2020/6/17 RUB 10,705,502 - (680.,383) (680.,383)
usb Morgan Stanley & Co. International Plc 163,000 2020/6/17 CLp 138,362,550 - (949,088) (949,088)
usb Morgan Stanley & Co. International Plc 240,945 2020/6/17 ZAR 3.714,167 3.295.268 - 3.295.268
usb Morgan Stanley & Co. International Plc 145,691 2020/6/17 IDR 2,154,774,181 - (160.701) (160.701)
usb Morgan Stanley & Co. International Plc 936,750 2020/6/17 RUB 66,621,691 - (462,087) (462,087)
usb Morgan Stanley & Co. International Plc 340,221 2020/6/17 THB 10,938,433 - (391.,050) (391.,050)
usb Morgan Stanley & Co. International Plc 116,000 2020/6/17 CLp 98,869,120 - (729,263) (729,263)
usb Morgan Stanley & Co. International Plc 84,000 2020/6/17 cop 299,208,000 380.277 - 380.277
usb Toronto Dominion Bank 288,481 2020/6/17 IDR 4,272,397.083 - (360.649) (360.649)
usb Toronto Dominion Bank 372,320 2020/6/17 CLp 313,866,026 - (1.876,561) (1.876,561)
usb UBS AG 82,000 2020/6/17 MXN 2,033,723 - (1.043.877) (1.043.877)
usb UBS AG 125,000 2020/6/17 COopP 508,456,250 - (1.265,089) (1.265,089)
usD UBS AG 117,000 2020/6/17 CLP 100,813,050 - (881.,553) (881.,553)
usbD UBS AG 243,170 2020/6/17 KRW 288,399,620 1,110,227 - 1,110,227
usb JP Morgan Chase & Co. 1,182,369 2020/7/2 BRL 6,807,991 - (7.467,579) (7.467.,579)
usb Bank of America NA 343,579 2020/7/15 CHF 331.682 - (225,775) (225,775)
usb Bank of America NA 252,999 2020/7/15 DKK 1,732,548 - (624.084) (624.084)
usD BNP Paribas S.A. 206,000 2020/7/15 CHF 199,941 - (255,820) (255.820)
usbD Citibank NA 136,000 2020/7/15 NOK 1,398,101 - (848,705) (848,705)
usb Citibank NA 255,000 2020/7/15 CHF 244,692 - (1.727) (1.727)
usb JP Morgan Chase & Co. 109.000 2020/7/15 NOK 1,119,214 - (665,551) (665,551)
usb JP Morgan Chase & Co. 110,000 2020/7/15 NOK 1,140,174 - (790.127) (790.127)
usD JP Morgan Chase & Co. 326,000 2020/7/15 CHF 316,729 - (440,580) (440,580)
usbD JP Morgan Chase & Co. 199,000 2020/7/15 SEK 1,959,487 - (983.234) (983.234)
usb JP Morgan Chase & Co. 133,000 2020/7/15 NOK 1,359,766 - (746,943) (746,943)
usb Morgan Stanley & Co. International Plc 271.888 2020/7/15 SEK 2,671,479 - (1.278,056) (1.278,056)
usb Morgan Stanley & Co. International Plc 196.461 2020/7/15 CHF 190,555 - (229.736) (229.736)
usb Morgan Stanley & Co. International Plc 157,048 2020/7/15 NOK 1,647,790 - (1,349,208) (1,349,208)
usb Toronto Dominion Bank 145,000 2020/7/15 NOK 1,409,016 - (653) (653)
usb UBS AG 194,000 2020/7/15 CHF 186,889 - (83,294) (83,294)
usb Bank of America NA 249,902 2020/7/17 HUF 80,710,399 - (991.745) (991.745)
usb Barclays Bank Plc 364.854 2020/7/17 EUR 327,715 - (2.574) (2.574)
usD Barclays Bank Plc 100,000 2020/7/17 PLN 423,398 - (616,310) (616,310)
usbD Barclays Bank Plc 185,000 2020/7/17 PLN 774,800 - (912,032) (912,032)
usb Barclays Bank Plc 119,000 2020/7/17 PLN 498,769 - (596,993) (596,993)
usb Barclays Bank Plc 4,350,277 2020/7/17 EUR 3,975,597 - (8.199.909) (8.199,909)
usb Barclays Bank Plc 147,000 2020/7/17 HUF 48,782,391 - (1.034,818) (1.034,818)
usb Barclays Bank Plc 6,491,177 2020/7/17 EUR 5,987,718 - (18,901.838) (18,901.838)
usD Barclays Bank Plc 179,000 2020/7/17 HUF 58,795,772 - (1,050.,650) (1,050,650)
usb Barclays Bank Plc 99,000 2020/7/17 HUF 32,432,351 - (551.366) (551.366)
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usbD Barclays Bank Plc 126,000 2020/7/17 HUF 41,506,038 - (780.719) (780.719)
usb BNP Paribas S.A. 145,000 2020/7/17 GBP 116,389 117,784 - 117,784
usD BNP Paribas S.A. 326,000 2020/7/17 EUR 299,302 - (779.830) (779.830)
usb Citibank NA 3,875,235 2020/7/17 EUR 3,565,665 - (10,204,936) (10.204,936)
usD Citibank NA 6,365,761 2020/7/17 EUR 5,865,558 - (17,760,907) (17,760,907)
usb Citibank NA 593,200 2020/7/17 EUR 541,886 - (1,091,419) (1,091,419)
usb Citibank NA 2,022,010 2020/7/17 GBP 1,653,472 - (2,409,485) (2,409,485)
usb JP Morgan Chase & Co. 54,190 2020/7/17 EUR 49,244 - (68,687) (68,687)
usD JP Morgan Chase & Co. 267,000 2020/7/17 EUR 244,863 - (606,253) (606,253)
usb JP Morgan Chase & Co. 147,000 2020/7/17 EUR 135,476 - (413,403) (413,403)
usb JP Morgan Chase & Co. 532,788 2020/7/17 EUR 491,167 - (1,515,810) (1,515,810)
usb JP Morgan Chase & Co. 333,000 2020/7/17 EUR 308,560 - (1,136,040) (1,136,040)
usbD JP Morgan Chase & Co. 112,000 2020/7/17 PLN 470,730 - (596.834) (596.834)
usb JP Morgan Chase & Co. 145,000 2020/7/17 HUF 47,910,465 - (948,767) (948,767)
usbD JP Morgan Chase & Co. 144,000 2020/7/17 PLN 609,345 - (878,137) (878,137)
usb JP Morgan Chase & Co. 151,000 2020/7/17 PLN 636,534 - (855,444) (855,444)
usD JP Morgan Chase & Co. 197,000 2020/7/17 EUR 182,188 - (629.716) (629.716)
usb JP Morgan Chase & Co. 201,000 2020/7/17 GBP 164,826 - (300,838) (300,838)
usD JP Morgan Chase & Co. 6,723,688 2020/7/17 GBP 5,433,942 543,086 - 543,086
usb JP Morgan Chase & Co. 198,227 2020/7/17 HUF 63,698,264 - (675,111) (675,111)
usbD JP Morgan Chase & Co. 199,000 2020/7/17 HUF 63,300,706 - (454,469) (454,469)
usb JP Morgan Chase & Co. 175,742 2020/7/17 GBP 141,137 133,148 - 133,148
usb JP Morgan Chase & Co. 557,042 2020/7/17 GBP 446,939 477,701 - 477,701
usb JP Morgan Chase & Co. 4,227,149 2020/7/17 EUR 3,875,914 - (9,507,031) (9,507,031)
usb Morgan Stanley & Co. International Plc 272,000 2020/7/17 EUR 250,722 - (770,231) (770,231)
usb Morgan Stanley & Co. International Plc 167,000 2020/7/17 PLN 701,258 - (872,861) (872,861)
usb Morgan Stanley & Co. International Plc 148,000 2020/7/17 CzK 3,710,064 - (574,812) (574,812)
usb Morgan Stanley & Co. International Plc 142,200 2020/7/17 PLN 594,915 - (683,981) (683,981)
usbD Morgan Stanley & Co. International Plc 4,225,599 2020/7/17 EUR 3.875.914 - (9.673,952) (9.673,952)
usb Morgan Stanley & Co. International Plc 180,000 2020/7/17 PLN 749,880 - (780.387) (780.387)
usb Morgan Stanley & Co. International Plc 132,000 2020/7/17 PLN 549,648 - (565,187) (565,187)
usb Morgan Stanley & Co. International Plc 217.100 2020/7/17 EUR 197,945 - (354,516) (354,516)
usb Morgan Stanley & Co. International Plc 158,000 2020/7/17 HUF 52,135,955 - (1,009,658) (1,009,658)
usbD Morgan Stanley & Co. International Plc 1,881,597 2020/7/17 GBP 1,522,396 - (78.222) (78.222)
usb Morgan Stanley & Co. International Plc 8,184,618 2020/7/17 EUR 7,550,983 - (23,973,122) (23,973,122)
usbD Morgan Stanley & Co. International Plc 229,000 2020/7/17 czK 5,857,248 - (1,408,598) (1,408,598)
usD UBS AG 114,000 2020/7/17 PLN 476,383 - (533.,475) (533.,475)
usD UBS AG 134,000 2020/7/17 PLN 560,368 - (638,055) (638,055)
usbD Bank of America NA 960,761 2020/7/20 CAD 1,344,345 - (1,277,937) (1,277,937)
usD BNP Paribas S.A. 212,000 2020/7/20 NZD 349,261 - (455,162) (455,162)
usD BNP Paribas S.A. 126,000 2020/7/20 NZD 212,550 - (601,808) (601,808)
usD BNP Paribas S.A. 352,000 2020/7/20 CAD 488,263 - (135,397) (135,397)
usD Citibank NA 275,256 2020/7/20 AUD 429,601 - (1,068,656) (1,068,656)
usb Goldman Sachs International 139,000 2020/7/20 CAD 195,644 - (274,292) (274,292)
usD HSBC Bank 3.891.417 2020/7/20 AUD 6,080,909 - (15,640,496) (15,640,496)
usD JP Morgan Chase & Co. 3,231,400 2020/7/20 NZD 5,388,181 - (11,242,483) (11.242,483)
usD JP Morgan Chase & Co. 113,000 2020/7/20 NZD 186,798 - (284,985) (284,985)
usD JP Morgan Chase & Co. 215,000 2020/7/20 AUD 328,384 - (322,089) (322,089)
usb Morgan Stanley & Co. International Plc 200,000 2020/7/20 NzD 336,542 - (899,326) (899,326)
usD Morgan Stanley & Co. International Plc 229,473 2020/7/20 CAD 323,599 - (500.638) (500.638)
ushD Morgan Stanley & Co. International Plc 118,000 2020/7/20 AUD 186,892 - (652,877) (652,877)
usD Morgan Stanley & Co. International Plc 933,294 2020/7/20 CAD 1,308,227 - (1,421,766) (1,421,766)
usb Morgan Stanley & Co. International Plc 255,615 2020/7/20 AUD 394,027 - (640,837) (640,837)
usD Bank of America NA 1,918,759 2020/8/7 CNH 13,664,235 2,109,669 - 2,109,669
usbD HSBC Bank 249,081 2020/8/7 CNH 1,771,378 310,194 - 310,194
usD Morgan Stanley & Co. International Plc 1,832,044 2020/8/7 CNH 13,061,948 1,786,304 - 1,786,304
usbD Barclays Bank Plc 226,000 2020/9/16 TRY 1,609,572 - (105,194) (105,194)
usD Barclays Bank Plc 186,000 2020/9/16 TRY 1,318,740 3,695 - 3,695
usD Barclays Bank Plc 208,000 2020/9/16 TRY 1,469,936 76,690 - 76,690
usb Citibank NA 296,863 2020/9/16 PHP 15,091,638 - (25,920) (25,920)
usD JP Morgan Chase & Co. 1,688,747 2020/9/16 CLP 1,376,159,596 - (2,301.541) (2,301.541)
usb JP Morgan Chase & Co. 738,835 2020/6/17 CNH 5,147,245 3,348,406 - 3,348,406
ZAR Barclays Bank Plc 2,575,866 2020/6/17 usb 148,000 - (227.911) (227.911)
ZAR Barclays Bank Plc 3,843,246 2020/6/17 usb 220,000 - (251,819) (251,819)
ZAR Barclays Bank Plc 2,192,613 2020/6/17 usD 125,000 - (88,482) (88,482)
ZAR Citibank NA 1,407,680 2020/6/17 usb 80,000 - (29,738) (29,738)
ZAR Citibank NA 3,411,731 2020/6/17 usb 182,115 1,196,499 - 1,196,499
ZAR JP Morgan Chase & Co. 2,111,761 2020/6/17 usb 121,000 - (150,849) (150,849)
ZAR JP Morgan Chase & Co. 1,096,976 2020/6/17 usb 58,026 441,747 - 441,747
ZAR JP Morgan Chase & Co. 1,696,605 2020/6/17 usb 96,000 9,389 - 9,389
ZAR Morgan Stanley & Co. International Plc 3,837,498 2020/6/17 usbD 208,074 997,692 - 997,692

¥ 251,145,643 ¥ (361,795,134) ¥ (110,649,491)
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TWD Barclays Bank Plc 38,000,000  3-Month TWD-TAIBOR (0.780%)  2021/3/17 ¥ 448,649 ¥ 448,649
THB Citibank NA 50,000,000  6-Month Thailand Fixing Rate (1.840%)  2020/8/8 795,333 795,333
ILS Citibank NA 2,700,000  3-Month ILS-TELBOR (1.530%)  2022/12/9 3,552,605 3,552,605
KRW Citibank NA 1,100,000,000 KRW-CD-KSDA-Bloomberg (1.375%) 2023/10/17 1,922,311 1,922,311
CNY Citibank NA 4,000,000  7-Day Chinese Repurchase Rate (3.120%)  2026/4/2 3,522,578 3,522,578
MYR Citibank NA 4,000,000  3-Month MYR-KLIBOR (3.945%) 2026/10/14 9.291,068 9.291,068
THB Citibank NA 24,000,000  6-Month Thailand Fixing Rate (2.148%) 2026/10/18 6,176,373 6,176,373
ILS Citibank NA 1,400,000  3-Month ILS-TELBOR (2.130%)  2027/3/15 5,172,846 5,172,846
ILS Citibank NA 625,000  3-Month ILS-TELBOR (1.845%)  2027/6/22 2,227,531 2,227,531
CLP Citibank NA 213,000,000  Sinacofi Chile Interbank Rate Average (4.270%)  2028/5/17 5,438,121 5,438,121
KRW Citibank NA 420,000,000 KRW-CD-KSDA-Bloomberg (1.450%) 2028/10/17 1,798,471 1,798,471
ILS Citibank NA 1,610,000  3-Month ILS-TELBOR (1.411%)  2029/7/12 4,204,793 4,204,793
ZAR Deutsche Bank AG 7,935,000  3-Month ZAR-SAJIBOR (7.800%)  2042/3/22 (805,298) (805,298)
ZAR Deutsche Bank AG 13,900,000  3-Month ZAR-SAJIBOR (8.020%)  2042/9/22 585,139 585,139
ZAR Deutsche Bank AG 7,500,000  3-Month ZAR-SAJIBOR 7.650%  2047/3/22 1,627,494 1,627,494
ZAR Deutsche Bank AG 13,055,000  3-Month ZAR-SAJIBOR 7.890%  2047/9/22 622,497 622,497
ILS Goldman Sachs International 1,480,000  3-Month ILS-TELBOR (0.813%)  2029/12/9 934,103 934,103
ILS Goldman Sachs International 1,570,000  3-Month ILS-TELBOR (0.710%)  2030/4/24 278,114 278,114
KRW  JP Morgan Chase & Co. 700,000,000  KRW-CD-KSDA-Bloomberg (1.765%)  2022/10/7 1.489.801 1.489.801
ILS JP Morgan Chase & Co. 5,500,000  3-Month ILS-TELBOR (1.230%)  2023/3/17 5576,118 5576,118
ILS JP Morgan Chase & Co. 1,720,000  3-Month ILS-TELBOR (2.045%)  2028/7/16 7.406,629 7.406,629
KRW  JP Morgan Chase & Co. 350,000,000  KRW-CD-KSDA-Bloomberg (1.870%)  2031/1/27 3.135,036 3.135,036
THB  Morgan Stanley & Co. International Plc 20,000,000  6-Month Thailand Fixing Rate (1.590%) 2024/7/4 2,411,127 2,411,127
COP  Morgan Stanley & Co. International Plc 864,000,000  Colombia IBR Overnight Interbank Reference Rate (6.590%)  2026/11/1 4,533,198 4,533,198
COP  Morgan Stanley & Co. International Plc ~~ 1,680,000,000  Colombia IBR Overnight Interbank Reference Rate (6.770%)  2026/11/4 9,322,704 9,322,704
CLp Morgan Stanley & Co. International Plc 480,000,000  Sinacofi Chile Interbank Rate Average (4.120%) 2027/2/9 11,047,581 11,047,581
KRW  Morgan Stanley & Co. International Plc ~ 1,000,000,000  KRW-CD-KSDA-Bloomberg (1.880%)  2027/4/26 6,210,027 6,210,027
COP  Morgan Stanley & Co. International Plc ~ 2,000,000,000  Colombia IBR Overnight Interbank Reference Rate (5.910%) 2027/6/2 8,495,613 8,495,613
CLP Morgan Stanley & Co. International Plc 300,000,000  Sinacofi Chile Interbank Rate Average (4.260%) 2027/12/20 7,943,374 7,943,374
COP  Morgan Stanley & Co. International Plc 704,000,000  Colombia IBR Overnight Interbank Reference Rate (6.035%)  2028/1/23 3,158,951 3,158,951
CLP Morgan Stanley & Co. International Plc 109,100,000  Sinacofi Chile Interbank Rate Average (4.245%)  2028/1/23 2.847.863 2.847.863
COP  Morgan Stanley & Co. International Plc 730,000,000  Colombia IBR Overnight Interbank Reference Rate (6.000%)  2028/1/26 3,218,764 3,218,764
CLp Morgan Stanley & Co. International Plc 225,000,000  Sinacofi Chile Interbank Rate Average (4.210%)  2028/1/26 5,783,751 5,783,751
COP  Morgan Stanley & Co. International Plc 548,000,000  Colombia IBR Overnight Interbank Reference Rate (6.020%) 2028/2/1 2,434,239 2,434,239
COP  Morgan Stanley & Co. International Plc ~~ 2,190,400,000  Columbian Interbank 3-Month Rate (5.165%)  2029/7/12 5,676.260 5,676.260
¥ 138,483,764 ¥ 138,483,764
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USD  Bank of America NA 1,350,000 Sell protection  Republic Of Italy Government International ~ 1.00% 2.32% 2023/6/20 ¥ (8,289.461) ¥ 5510,218 ¥ (2,779,243)
USD  Bank of America NA 5,720,000 Sell protection Kingdom of Spain 1.00% 0.77% 2023/6/20 6,612,590 2,480.017 9.092.607
USD  Bank of America NA 1,300,000 Sell protection Boeing Co./the 1.00% 0.35% 2024/12/20 1,445,150 (5.811,019) (4,365,869)
USD  Bank of America NA 110,000 Sell protection  Spain Government International ~ 1.00% 1.25% 2025/6/20 (116,254) 241,436 125,182
USD  Bank of America NA 395,000 Sell protection  Kingdom Of Belgium Government ~ 1.00% 0.38% 2025/6/20 1,430,204 126,345 1,556,549
USD  Bank of America NA 790,000 Sell protection  Bundesrepublik Deutschland Bun  0.25% 0.22% 2025/6/20 221,483 28,347 249,830
USD  Bank of America NA 790,000 Sell protection United Kingdom Gilt 1.00% 0.38% 2025/6/20 2,860,408 293918 3.154,326
USD  Bank of America NA 890,000 Sell protection  French Republic Government Bon ~ 0.25% 0.38% 2025/6/20 (545,105) 193,704 (351,401)
USD  Bank of America NA 15,000,000 Se [l protection  Spain Government International ~ 1.00% 1.15% 2025/6/20 (7.869.011) 24,939,370 17,070,359
EUR  Barclays Bank Plc 100,000 Buy protection Assicurazioni Generali SpA  (1.00%) 2.24% 2023/6/20 724,256 (552,524) 171,732
EUR  Barclays Bank Plc 1,390,000 Buy protection  Republic Of Italy Government International  (1.00%) 1.15% 2023/6/20 2,175,511 (698,924) 1,476,587
EUR  Barclays Bank Plc 685,000 Buy protection  Republic Of Italy Government International ~ (1.00%) 1.53% 2028/6/20 4,667,068 199,418 4,866,486
UsSD  Barclays Bank Plc 1,000,000 Se L protection  Brazilian Government International ~ 1.00% 0.00% 2023/12/20 (2,952,644) (2,034,196) (4,986,840)
USD  Barclays Bank Plc 200,000 Sell protection Dp World PLC 1.00% 0.99% 2024/12/20 101,330 (1,578,285) (1,476,955)
USD  Barclays Bank Plc 500,000 Sell protection  Russian Foreign Bond - Eurobond ~ 1.00% 2.41% 2026/12/20 (6,251,746) 4,899,045 (1,352,701)
USD  BNP Paribas S.A. 600,000 Sell protection  Russian Foreign Bond - Eurobond ~ 1.00% 1.46% 2023/6/20 (1.257.427) 1,935,684 678,257
USD  BNP Paribas S.A. 165,000 Sell protection  Indonesia Government International ~ 1.00% 2.05% 2025/6/20 (818,476) 306,093 (512,383)
EUR  Citibank NA 400,000 Sell protection Barclays Bank PLC 1.00% 0.13% 2020/6/20 216,070 (98.144) 117.926
USD  Citibank NA 290,000 Buy protection Petroleos Mexicanos (1.00%) 1.65% 2020/6/20 157,628 (183,938) (26.310)
USD  Citibank NA 1,000,000 Se | protection  Hungary Government International ~ 1.00% 1.15% 2022/6/20 (685,815) 2,245,331 1,559,516
USD  Citibank NA 390.000 Sell protection  State Of Illinois 1.00% 0.00% 2022/12/20  (1.805,762) (804,196) (2.609.958)
USD  Citibank NA 500,000 Sell protection Russian Foreign Bond - Eurobond ~ 1.00% 1.08% 2022/12/20 (127,486) 716,434 588,948
UsD  Citibank NA 1,280,000 Sell protection  Indonesia Government International ~ 1.00% 1.16% 2023/6/20 (896.,636) 1,467,061 570,425
USD  Citibank NA 1,300,000 Sell protection  Kazakhstan Government International ~ 1.00% 0.93% 2023/6/20 4 475,257 475,261
USD  Citibank NA 2,000,000 Sell protection  Colombia Government International ~ 1.00% 1.36% 2023/12/20 (3.525,212) 1,420,863 (2,104,349)
USD  Citibank NA 1,380,000 Buy protection Argentine Republic Government  (5.00%) 50.00% 2024/6/20 91,325,819 7.317.273 98,643,092
USD  Citibank NA 600,000 Sell protection  Colombia Government International ~ 1.00% 2.26% 2026/12/20 (6,266,054) 2,274,898 (3,991,156)
USD  Citibank NA 1,380,000 Sell protection  Argentine Republic Government  5.00%  50.00% 2029/6/20  (91.691,117) (8,117,389)  (99.808.506)
USD  Credit Suisse International 790,000 Sell protection  French Republic Government Bon  0.25% 0.48% 2025/6/20 (861,791) 549,874 (311,917)
USD  Deutsche Bank AG 500,000 Sell protection  Ukraine Government International ~ 5.00% 3.75% 2023/12/20 3,125,962 (4,646,131) (1,520,169)
USD  Goldman Sachs International 300.000 Sell protection  State Of Illinois 1.00% 0.00% 2024/12/20 (2.345,903) (1.137.036) (3.482.939)
UsD  HSBC Bank 2,000,000 Sell protection  Qatar Government International ~ 1.00% 0.00% 2023/12/20 2,978,670 (733,154) 2,245,516
USD  JP Morgan Chase & Co. 500,000 Sell protection Bombardier, Inc. 5.00% 1.90% 2020/6/20 878,265 (1,356,985) (478,720)
USD  JP Morgan Chase & Co. 2,300,000 Sell protection Ireland Government Bond  1.00% 0.75% 2024/6/20 5,503,239 1,963,179 7,466,418
UsD  JP Morgan Chase & Co. 180,000 Sell protection  Indonesia Government International ~ 1.00% 2.05% 2025/6/20 (919,330) 360,367 (558,963)
USD  JP Morgan Chase & Co. 1,490,000 Sell protection French Republic Government Bon ~ 0.25% 0.48% 2025/6/20 (1,544,802) 956,501 (588,301)
USD  Morgan Stanley & Co. International Plc 285,000 Sell protection Royal Caribbean Cruises Ltd.  5.00% 1.24% 2020/6/20 355,024 (250,153) 104,871
USD  Morgan Stanley & Co. International Plc 575,000 Sell protection Citigroup. Inc. 1.00% 0.20% 2020/6/20 141,730 5,506 147,236
USD  Morgan Stanley & Co. ternational Plc 1,000,000 ~ Sell protection  Russian Foreign Bond - Eurobond  1.00% 1.43% 2023/6/20 (2,129,386) 3,259,815 1,130,429
USD  Morgan Stanley & Co. InternationalPlc -~ 1,050,000  Sell protection  Russian Foreign Bond - Eurobond ~ 1.00% 1.36% 2023/6/20 (1,861,865) 3,048,816 1,186,951
USD  Morgan Stanley & Co. Iternational Plc 1,930,000 ~ Sell protection  Republic Of Italy Government International ~ 1.00% 2.04% 2023/6/20 (8.655,090) 4,681,800 (3.973,290)
USD  Morgan Stanley & Co. International Plc 660,000 Sell protection  Portugal Obrigacoes Do Tesouro  1.00% 1.06% 2023/12/20 (34,366) 1,041,660 1,007,294
USD  Morgan Stanley & Co. International Plc 300.000 Sell protection  Indonesia Government International ~ 1.00% 2.02% 2025/6/20 (1,535,643) 604,039 (931,604)

¥ (28,065,971) ¥ 45540,195 ¥ 17,474,224
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USD  JP Morgan Chase & Co.

500,000 Sell protection MARKIT CMBX Index

FREHINZEFR T Y THE| 202065 29805 = (MBEED2.52%)

1.50% 1.68%

2063/5/11 ¥ (301,258) ¥

(1,175,196) ¥ (1,476,454)

¥ (301,258) ¥

(1,175,196) ¥ (1,476,454)

s mERE  EWEF e e el g SRS

KRW 1.910.000,000  KRW-CD-KSDA-Bloomberg (1.92%) 2020/8/16 ¥ 369,508 ¥ - 369,508
EUR 800,000  6-Month EURIBOR (0.36%)  2020/10/8 456,653 13,975 470,628
SEK 2,100,000  3-Month SEK-STIBOR (0.50%) 2020/10/9 88,111 1,579 89,690
DKK 5,800,000  6-Month Copenhagen Interbank Offer Rate (0.53%) 2020/11/18 488,759 2,183 490,942
EUR 1,500,000  6-Month EURIBOR (0.29%) 2020/12/7 992,624 14,449 1,007,073
KRW  3,800,000,000  KRW-CD-KSDA-Bloomberg (1.73%) 2021/1/7 2,205,771 - 2,205,771
HKD 15,160,000  3-Month HKD-HIBOR (2.15%) 2021/3/13 1,834,070 - 1,834,070
HKD 13,450,000  3-Month HKD-HIBOR (2.14%) 2021/3/13 1,613,053 - 1,613,053
ZAR 59,480,000  3-Month ZAR-JIBAR (7.18%) 2021/3/13 9,711,578 - 9,711,578
usD 5,680,000  FEDLO1 Index 0.11% 2021/3/16 (432,397) - (432,397)
SGD 1.630.000  6-Month Singapore Swap Offer Rate Fixing (2.16%) 2021/3/17 2,096,465 - 2,096,465
SEK 7,000,000  3-Month SEK-STIBOR (0.34%)  2021/4/25 152,928 - 152,928
usb 5,849,000  FEDLO1 Index 0.40% 2021/6/9 (2,737,113) - (2,737,113)
usD 8,600,000  FEDLO1 Index 0.26% 2021/9/12 (3,171,121) - (3,171,121)
NOK 74,500,000  6-Month Norway Interbank Offer Rate (1.88%) 2022/1/24 15,693,723 2,523,714 18,217,437
usD 5,715,000  FEDLO1 Index 0.33% 2022/3/10 (3,794,141) - (3,794,141)
CAD 1,150,000  3-Month Canadian Bank Bill (1.45%) 2022/4/5 5,828,523 (4,301,719) 1,526,804
CzK 41,000,000  6-Month CZK-PRIBOR (0.93%)  2022/4/27 1,763,132 - 1,763,132
CczK 36,490,000  6-Month CZK-PRIBOR (0.90%) 2022/6/29 1,555,991 - 1,555,991
CAD 3,315,000  3-Month Canadian Bank Bill (2.42%) 2022/7/9 10,894,482 - 10,894,482
EUR 3,000,000  6-Month EURIBOR 0.14% 2022/9/8 (4,781,245) - (4,781,245)
NZD 1,835,000  New Zealand Bank Bill 3 Month FRA (2.74%)  2022/10/3 7,607,910 - 7.607.910
CczK 35,000,000  6-Month CZK-PRIBOR (1.51%)  2022/11/17 5,849,869 - 5,849,869
DKK 6,300,000  6-Month Copenhagen Interbank Offer Rate (0.83%) 2022/11/18 2,818,968 2,370 2,821,338
NOK 8.100.000  6-Month Norway Interbank Offer Rate (1.35%) 2023/2/23 1,875,983 - 1,875,983
SGD 2,160,000  6-Month Singapore Swap Offer Rate Fixing 2.03% 2023/5/21 (8,104,860) - (8,104,860)
PLN 4,000,000  6-Month PLN-WIBOR (2.52%) 2023/5/24 6,830,690 - 6,830,690
SEK 3,220,000  3-Month SEK-STIBOR (0.46%)  2023/7/11 539,474 - 539,474
CNY 5,000,000  7-Day Chinese Repurchase Rate (3.12%) 2023/8/15 3,385,732 (102,061) 3,283,671
PLN 7,030,000  6-Month PLN-WIBOR (2.39%) 2023/8/24 14,443,365 - 14,443,365
PLN 5,265,000  6-Month PLN-WIBOR (2.57%)  2023/11/13 12,430,875 - 12,430,875
CzK 22,000,000  6-Month CZK-PRIBOR (1.92%)  2024/1/27 5,238,743 - 5,238,743
CczK 43,720,000  6-Month CZK-PRIBOR (1.94%) 2024/1/28 10,520,782 - 10,520,782
CzK 35,300,000  6-Month CZK-PRIBOR 1.93% 2024/1/31 (8,440,544) - (8,440,544)
ZAR 53,380,000  3-Month ZAR-JIBAR 7.50% 2024/3/13 (31,060,586) - (31,060,586)
CNY 4,510,000  7-Day Chinese Repurchase Rate (2.95%) 2024/3/13 2,862,736 - 2,862,736
SEK 6,600,000  3-Month SEK-STIBOR (0.84%) 2024/3/15 2,173,065 - 2,173,065
SGD 955,000  6-Month Singapore Swap Offer Rate Fixing (2.03%) 2024/3/19 4,491,379 - 4,491,379
CczK 13,305,000  6-Month CZK-PRIBOR 0.71% 2024/3/31 (591.717) - (591.717)
CNY 11,500,000  7-Day Chinese Repurchase Rate (2.92%) 2024/4/1 7,096,312 - 7,096,312
usb 4,374,000  FEDLO1 Index 1.35% 2024/5/31 (25,822,531) - (25,822,531)
CNY 14,980,000  7-Day Chinese Repurchase Rate (2.98%) 2024/6/3 10,080,707 - 10,080,707
CNY 11,300,000  7-Day Chinese Repurchase Rate (2.90%) 2024/6/20 7,040,671 - 7,040,671
PLN 7,180,000  6-Month PLN-WIBOR (1.75%)  2024/6/21 12,069,242 - 12,069,242
CNY 7.800,000  7-Day Chinese Repurchase Rate (2.90%) 2024/7/1 4,860,625 - 4,860,625
CNY 18,000,000  7-Day Chinese Repurchase Rate (2.86%) 2024/9/3 10,913,081 - 10,913,081
CNY 10,800,000  7-Day Chinese Repurchase Rate (2.94%) 2024/9/19 7,219,713 - 7,219,713
CNY 10,800,000  7-Day Chinese Repurchase Rate (2.86%)  2024/10/10 6,505,984 - 6,505,984
CNY 11,900,000  7-Day Chinese Repurchase Rate (3.12%) 202471171 9,327,697 - 9,327,697
CNY 7,500,000  7-Day Chinese Repurchase Rate (2.93%)  2024/11/28 5,013,896 - 5,013,896
CAD 1,400,000  3-Month Canadian Bank Bill (2.50%) 2024/12/3 168,625 8,836,851 9,005,476
CNY 6,000,000  7-Day Chinese Repurchase Rate (2.94%)  2024/12/5 4,047,447 - 4,047,447
BRL 4,323,539  BRL-CDI-Compounded 0.00% 2025/1/2 26,471,880 - 26,471,880
BRL 568,893  BRL-CDI-Compounded 0.00% 2025/1/2 4,214,348 - 4,214,348
BRL 2,662,841 BRL-CDI-Compounded 0.00% 2025/1/2 21,426,785 - 21,426,785
BRL 585,623  BRL-CDI-Compounded 0.00% 2025/1/2 6,036,020 - 6,036,020
BRL 3.046,999  BRL-CDI-Compounded 0.00% 2025/1/2 26,690,533 - 26,690,533
BRL 6,695,677  BRL-CDI-Compounded 0.00% 2025/1/2 7,680,759 - 7,680,759
BRL 1,076,950  BRL-CDI-Compounded 0.00% 2025/1/2 1,073,667 - 1,073,667
BRL 2,418,740  BRL-CDI-Compounded 0.00% 2025/1/2 2,799,433 - 2,799,433
BRL 2,139,533  BRL-CDI-Compounded 0.00% 2025/1/2 2,392,894 - 2,392,894
HUF 227,000,000  6-Month HUF-BUBOR (1.10%) 2025/1/23 1,128,791 (251,678) 877.113
NOK 24,300,000  6-Month Norway Interbank Offer Rate 1.82% 2025/1/24 (15.815.022) - (15,815,022)
CNY 11,500,000  7-Day Chinese Repurchase Rate (2.60%) 2025/2/4 4,927,626 - 4,927,626
CNY 30.000.000  7-Day Chinese Repurchase Rate (2.60%) 2025/2/5 12,889,435 - 12,889,435
CNY 7,300,000  7-Day Chinese Repurchase Rate (2.30%) 2025/3/10 1,535,034 - 1,535,034
CNY 10.000.000  7-Day Chinese Repurchase Rate (2.40%) 2025/3/12 2,827,442 - 2,827,442
CAD 820,000  3-Month Canadian Bank Bill (0.97%) 2025/4/3 682,982 - 682,982
CNY 15,490,000  7-Day Chinese Repurchase Rate (1.86%) 2025/5/8 (1,918,243) - (1,918,243)
EUR 1,300,000  Euro OverNight Index Average 0.10% 2025/5/11 (1,081.,860) (3,548,699) (4,630,559)
SEK 3,050,000  3-Month SEK-STIBOR (1.37%) 2025/10/9 2,519,836 1,774 2,521,610
SEK 4,000,000  3-Month SEK-STIBOR (1.45%)  2025/11/10 3,539,355 1,818 3,541,173
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SEK 4,300,000  3-Month SEK-STIBOR (1.51%) 2025/12/9 3,949,119 1,892 3,951,011

HUF 225,000,000  6-Month HUF-BIBOR (2.14%) 2026/3/18 4,545,388 508,048 5,053,436
CHF 460,000  6-Month CHF-LIBOR (0.15%) 2026/4/8 1,266,450 - 1,266,450
HKD 7,580,000  3-Month HKD-HIBOR 1.54% 2026/9/3 (2,849,766) - (2,849,766)
MXN 10,000,000  IBMEXID (6.45%)  2026/10/15 2,413,362 - 2,413,362
HUF 271,000,000  6-Month HUF-BIBOR (3.76%)  2026/12/23 11,315,483 - 11,315,483
BRL 3,401,856 BRL-CDI-Compounded 0.00% 2027/1/4 8,451 - 8,451

BRL 2,687,594  BRL-CDI-Compounded 0.00% 2027/1/4 195,657 - 195,657
BRL 1,008,477 BRL-CDI-Compounded 0.00% 2027/1/4 (57,110) - (57,110)
PLN 2,000,000  6-Month PLN-WIBOR (3.03%) 2027/1/10 8,802,413 - 8,802,413
DKK 1,750,000  6-Month Copenhagen Interbank Offer Rate (1.12%)  2027/3/15 2,405,517 - 2,405,517
NOK 6,750,000  6-Month Norway Interbank Offer Rate (2.10%) 2027/3/15 6,886,035 421,628 7,307,663
CzK 20,920,000 6-Month CZK-PRIBOR 1.30% 2027/4/27 (5,278,517) - (5,278,517)
DKK 755,000  6-Month Copenhagen Interbank Offer Rate (0.99%) 2027/6/22 1,026,269 - 1,026,269
CzK 18,630,000 6-Month CZK-PRIBOR 1.18% 2027/6/29 (4,189,742) - (4,189,742)
EUR 790,000  6-Month EURIBOR (0.84%) 2027/6/29 8,158,246 - 8,158,246
ZAR 5,000,000  3-Month ZAR-SAJIBOR (8.02%) 2027/6/30 3,356,685 - 3,356,685
MXN 9,690,000  IBMEXID (7.43%)  2027/10/28 5,067,244 - 5,067,244
ZAR 6,100,000  3-Month ZAR-SAJIBOR (8.36%) 2027/11/7 4,687,967 8,435 4,696,402
GBP 1,195,000  SONIO/N 1.11% 2027/12/7 (12,681,244) - (12,681,244)
SGD 1,160,000  6-Month Singapore Swap Offer Rate Fixing (2.44%) 2028/5/21 11,999,054 - 11,999,054
HUF 606,340,000  6-Month HUF-BUBOR (3.75%) 2028/6/12 21,764,524 - 21,764,524
SEK 2,090,000  3-Month SEK-STIBOR (1.14%) 2028/7/11 1,872,040 - 1,872,040
PLN 1,690,000  6-Month PLN-WIBOR (2.94%) 2028/7/11 9,079,436 - 9,079,436
ZAR 14,900,000  3-Month ZAR-JIBAR (8.17%) 2028/7/16 9,912,108 5,675 9,917,783
COP 428,570,000  Columbian Interbank 3-Month Rate (6.20%) 2028/7/27 805,254 1,287,873 2,093,127
KRW 1,480,000,000  KRW-CD-KSDA-Bloomberg (2.04%) 2028/9/10 4,676,044 7,876,529 12,552,573
GBP 1,954,000 SONIO/N 0.68% 2028/10/22 (12,769,879) - (12,769,879)
PLN 2,860,000  6-Month PLN-WIBOR 3.00% 2028/11/13 (15,934,649) - (15,934,649)
NzD 575,000  3-Month NZD-LIBOR (2.95%) 2028/11/28 7,457,578 - 7,457,578
SEK 4,000,000  3-Month SEK-STIBOR (1.19%)  2028/11/28 2,301,465 1,382,086 3,683,551

BRL 2,087,437  BRL-CDI-Compounded 0.00% 2029/1/2 107,945 12,718 120,663
BRL 2,017,804  BRL-CDI-Compounded 0.00% 2029/1/2 469,394 - 469,394
CHF 740,000  6-Month CHF-LIBOR (0.26%) 2029/1/31 5,188,983 - 5,188,983
MXN 29,240,000 IBMEXID (8.26%) 2029/2/27 22,942,574 1,075,447 24,018,021

ZAR 15,860,000  3-Month ZAR-JIBAR (8.06%) 2029/3/13 8,881,030 - 8,881,030
KRW 565,000,000 KRW-CD-KSDA-Bloomberg (1.74%) 2029/4/17 3,771,817 - 3,771,817
GBP 645,000  SONIO/N 1.10% 2029/5/8 (1,858,041) (5,706,071) (7,564,112)
ZAR 11,700,000  3-Month ZAR-JIBAR (7.69%) 2029/6/21 4,453,363 (1,573) 4,451,790
NzD 730,000  3-Month NZD-LIBOR (1.77%) 2029/7/22 5,061,025 - 5,061,025
KRW 280,000,000  KRW-CD-KSDA-Bloomberg (1.31%)  2029/10/18 1,004,639 - 1,004,639
SGD 490,000  6-Month SGD-Swap Offer Rate (1.69%)  2029/10/21 3,123,886 - 3,123,886
CLp 630,000,000  Chilean Peso 6-Month Rate (2.79%)  2029/10/24 5,910,621 - 5,910,621

ZAR 10,000,000  3-Month ZAR-JIBAR (7.82%) 2029/11/1 3,953,270 - 3,953,270
SEK 5,000,000  3-Month SEK-STIBOR (0.46%) 2029/11/5 737.307 - 737.307
CLP 91,000,000  Chilean Peso 6-Month Rate (3.20%)  2029/11/22 1,408,905 - 1,408,905
HUF 76,000,000  6-Month HUF-BUBOR (1.25%) 2029/12/9 (251,644) - (251.,644)
COoP 1,830,000,000  Columbian Interbank 3-Month Rate (5.48%)  2029/12/16 6,098,864 - 6,098,864
SEK 3,600,000  3-Month SEK-STIBOR (0.61%)  2030/1/24 1,057,510 - 1,057,510
czK 9,180,000  6-Month CZK-PRIBOR 1.57% 2030/1/27 (3.812,684) - (3.812,684)
CzK 18,205,000  6-Month CZK-PRIBOR 1.59% 2030/1/28 (7.679,870) - (7.679,870)
CLP 190,000,000  Chilean Peso 6-Month Rate (3.09%) 2030/2/11 2,556,946 - 2,556,946
CLP 270,000,000  Chilean Peso 6-Month Rate (3.11%)  2030/2/28 3,706,058 - 3,706,058
ZAR 8,000,000  3-Month ZAR-JIBAR (9.50%) 2030/3/20 9,196,330 - 9,196,330
CzK 5,390,000  6-Month CZK-PRIBOR (0.71%) 2030/3/31 294,661 - 294,661

EUR 950,000  6-Month EURIBOR (0.02%) 2030/4/27 1,355,393 - 1,355,393
KRW 614,000,000  KRW-CD-KSDA-Bloomberg (1.07%) 2030/4/27 1,020,243 - 1,020,243
THB 14,300,000  BOFX6M (1.02%) 2030/4/28 (345.,441) - (345.,441)
EUR 1,710,000 6-Month EURIBOR (1.19%) 2031/1/27 29,995,013 11,284 30,006,297
EUR 720,000  6-Month EURIBOR (1.59%) 2031/5/9 11,307,660 - 11,307,660
GBP 1,090,000  6-Month GBP-LIBOR (1.62%) 2031/6/23 19,449,531 - 19,449,531

EUR 750,000  6-Month EURIBOR (0.78%)  2031/10/14 9,480,820 - 9,480,820
CHF 300,000  6-Month CHF-LIBOR (0.03%)  2031/10/17 1,295,811 - 1,295,811

CHF 400,000  6-Month CHF-LIBOR (0.37%) 2032/6/28 3,801,031 - 3,801,031

EUR 2,000,000  6-Month EURIBOR (0.79%) 2032/6/28 27,047,414 - 27,047,414
AUD 1,025,000  6-Month Australian Bank Bill (3.13%) 2032/7/19 18,547,489 - 18,547,489
EUR 665,000  6-Month EURIBOR (1.30%)  2032/10/30 14,219,273 - 14,219,273
GBP 320,000  SONIO/N (1.20%) 2035/5/8 3,773,583 2,688,596 6,462,179
AUD 260,000  6-Month Australian Bank Bill (3.38%) 2035/10/12 6,145,754 9,138 6,154,892
EUR 500,000  6-Month EURIBOR (1.50%) 2036/1/7 14,322,012 9,439 14,331,451

EUR 1,555,000  6-Month EURIBOR (1.35%) 2037/3/8 42,264,770 (406,526) 41,858,244
CAD 400,000  3-Month Canadian Bank Bill (2.24%) 2037/5/30 4,658,753 (50,585) 4,608,168
EUR 355,000  6-Month EURIBOR (1.34%) 2037/6/2 10,020,610 - 10,020,610
EUR 295,000  6-Month EURIBOR (0.05%) 2039/5/5 (230.424) - (230.424)
GBP 260,000  SONIO/N (1.25%) 2039/5/8 4,728,854 2,206,708 6,935,562
EUR 200,000  6-Month EURIBOR (0.72%) 2041/9/9 3,422,320 - 3,422,320
EUR 150,000 6-Month EURIBOR (1.37%) 2042/4/4 5,118,205 - 5,118,205
EUR 390,000  Euro OverNight Index Average (1.15%) 2045/5/11 5,411,705 9,030,919 14,442,624

usb 935,000  FEDLO1 Index 0.51% 2045/11/15 3,871,794 3,871,794
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ushD 1,037,000 FEDLO1 Index 1.25% 2045/11/15 (14,786,484) (862,180) (15.648.,664)
GBP 2,350,000  6-Month GBP-LIBOR (1.75%) 2046/2/8 102,935,809 (433,548) 102,502,261
EUR 1,030,000  6-Month EURIBOR (1.07%) 2046/2/23 32,391,415 - 32,391,415
CAD 575,000  3-Month Canadian Bank Bill (2.80%) 2048/12/3 6,299,101 8,589,346 14,888,447
GBP 185,000  SONIO/N (1.25%) 2049/5/8 2,368,347 5,359,970 7,728,317
EUR 290.000  6-Month EURIBOR (1.45%) 2049/5/11 13,305,623 889,743 14,195,366
EUR 330,000  Euro OverNight Index Average (1.20%) 2049/5/11 5,767,241 9,280,223 15,047,464
¥ 787,721,378 46,389,770 834,111,148
EPEHEINZ 2BAOEHEAF rv Y1 70-0H32FR T v THE| 202045 H2981 = (#HiEED0.00%)
T wERE  EBEF =22l EE] Bl BeAd o) Rl
ushD 10,800,000  1-Month USD-LIBOR 3-Month USD-LIBOR 2023/4/25 ¥ 1,596,491 - 1,596,491
¥ 1,596,491 - 1,596,491
EPEHEINZ AV TU—Y a3 - 2T v THE| 202045 2988 (#iEED0.00%)
e = ElEZFI 5 = TU=T7 L s
EUR 1,300,000  5-Year EUR Inflation Linked 1.510% 2023/5/15 ¥ 7.411.843 - 7.411.843
EUR 1,300,000  5-Year EUR Inflation Linked (1.485%) 2023/5/15 (7,643.319) - (7,643.319)
¥ (231,476) - (231,476)
ERFHEINBZILIY - FTHIVD - A VTV IR - ATy THE| 20204 5 29805 (HiEED0.30%)
55 N AVTFAR - =
e — IUIy b UZ7LYR =y AR FUSTL S
BE  EEAE SO3ovay I9F45% Gy N 8 P Xih @8 FHmRES
USD 18,933,600 Sell protection Markit CDX North America High Yield Index 5.00% 6.59% 2025/6/20 ¥ 94,129,718 ¥(116,506.674) ¥ (22,376,956)

¥ 94,129,718

¥(116,500,674) ¥ (22,376,956)

81



	★当ファンドの仕組み
	組入投資信託証券
	安定タイプ
	最近５期の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ

	ミドルタイプ
	最近５期の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ

	成長タイプ
	最近５期の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ

	ネオ・ジャパン株式ファンド（FOFs用）（適格機関投資家専用）
	★当ファンドの仕組み
	最近５期の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ
	ネオ・ジャパン株式マザーファンド
	■当作成期中の基準価額と市況等の推移
	《運用経過》
	◆基準価額等の推移について
	◆投資環境について
	◆前作成期末における「今後の運用方針」
	◆ポートフォリオについて
	◆ベンチマークとの差異について

	《今後の運用方針》
	計理データ


	ダイワ／ウエリントン・デュラブル・カンパニーズ戦略ファンド（FOFs用）（適格機関投資家専用）
	★当ファンドの仕組み
	設定以来の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ

	ダイワ／ＧＱＧグローバル・エクイティ（FOFs用）（適格機関投資家専用）
	★当ファンドの仕組み
	設定以来の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ

	ネオ・ジャパン債券ファンド（FOFs用）（適格機関投資家専用）
	★当ファンドの仕組み
	最近５期の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ
	ネオ・ジャパン債券マザーファンド
	■当作成期中の基準価額と市況等の推移
	《運用経過》
	◆基準価額等の推移について
	◆投資環境について
	◆前作成期末における「今後の運用方針」
	◆ポートフォリオについて
	◆ベンチマークとの差異について

	《今後の運用方針》
	計理データ


	ネオ・ヘッジ付債券ファンド（FOFs用）（適格機関投資家専用）
	★当ファンドの仕組み
	最近５期の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ
	ネオ・ヘッジ付債券マザーファンド
	■当作成期中の基準価額と市況等の推移
	《運用経過》
	◆基準価額等の推移について
	◆投資環境について
	◆前作成期末における「今後の運用方針」
	◆ポートフォリオについて
	◆ベンチマークとの差異について

	《今後の運用方針》
	計理データ


	ＬＭ・ブランディワイン外国債券ファンド（ＦＯＦｓ用）（適格機関投資家専用）
	◇当ファンドの仕組み
	○最近５期の運用実績
	○運用経過
	期中の基準価額等の推移
	投資環境
	当ファンドのポートフォリオ
	分配金
	○今後の運用方針
	○１万口当たりの費用明細
	その他の計理データ
	ＬＭ・ブランディワイン外国債券マザーファンド
	○当期中の基準価額と市況等の推移
	○運用経過
	期中の基準価額の推移
	投資環境
	当ファンドのポートフォリオ
	○今後の運用方針
	計理データ


	ダイワ中長期世界債券ファンド（FOFs用）（適格機関投資家専用）
	★当ファンドの仕組み
	設定以来の運用実績
	運用経過
	基準価額等の推移について
	投資環境について
	前作成期末における「今後の運用方針」
	ポートフォリオについて
	ベンチマークとの差異について
	分配金について

	今後の運用方針
	１万口当りの費用の明細
	その他の計理データ
	世界債券５年超インデックス・マザーファンド
	■当作成期中の基準価額と市況等の推移
	《運用経過》
	◆基準価額等の推移について
	◆投資環境について
	◆前作成期末における「今後の運用方針」
	◆ポートフォリオについて
	◆ベンチマークとの差異について

	《今後の運用方針》
	計理データ


	グローバル・コア債券ファンド（適格機関投資家専用）（ケイマン籍、円建）



