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ZHECAMEL. BT 7Y REEH%Z10,000& UCTKIHEERENSHELIZBDTY,
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= o @ @ | Vield Constraingy B e T
p 1 ie onstrained | , . = |IREE;S
®OBE B e IndeX ERE] A 05 RRE
N =3 PYA 7 53K 7 1
(DBCE) SHe | EEx (BEEH) B o=
M M % % % % BAH
O65HER (20165 5 H12H)| 11,282 80 3.0 17,624 3.1 0.2 98.8 732
66HIXR (20165 6 H13H)| 11,208 80 0.1 17,669 0.3 0.1 99.0 735
6788k (2016F 7 B12H)| 10,919 80| A 1.9 17,425 A4 0.2 99.1 705
688K (20164 8 B12H)| 10,862 80 0.2 17,640 1.2 0.1 97.7 /14
69HEXR (20168 9 H12H)| 11,006 80 2.1 17,880 1.4 0.0 96.9 767
708K (2016FE1081280)] 11,141 80 2.0 18,265 2.2 0.0 98.7 763
71HR(2016FE11814H)] 11,164 80 0.9 18,724 2.5 0.1 99.0 678
728K (20164F12812H)| 12,204 80 10.0 20,510 9.5 0.0 99.1 766
738K (20178 1 H12H)| 12,471 80 2.8 20,805 1.4 0.0 99.3 883
74H8K (20178 2 H13H)| 12,135 80| & 2.1 20,748 A0.3 0.1 97.4 877
75HR(20174 3 B13H)| 12,187 80 1.1 20,872 0.6 0.0 99.2 /57
76HIR (20174 4 B12H)| 11,647 80| A 3.8 20,178 AN3.3 0.1 99.2 803
J7HXR (20178 5 H12H)| 12,063 80 4.3 21,174 49 0.0 99.3 880
78HAXR (20178 6 H12H)| 11,796 80| & 1.6 20,664 N4 0.0 99.2 947
79H8R(2017F 7 B12H)| 12,114 80 3.4 21,275 3.0 — 98.6 1,049
80EAR (20174 8 B14H)| 11,523 80| A 4.2 20,589 N3.2 0.0 98.2 919
81HIXR (20178 9 H12H)| 11,491 80 0.4 20,814 1.1 — 96.6 898
828K (2017F10812H)| 11,863 80 3.9 21,557 3.6 — 94.3 881
83HARK(2017F11H13H)|  11.791 80 0.1 21,649 0.4 — 99.4 1,018
84H3R(2017F12812H)| 11,841 80 1.1 21,773 0.6 — 99.4 1,030
85HiX (20185 1 H12H)| 11,650 80| ~ 0.9 21,514 ANT.2 — 98.9 958
86HIX (20185 2 H13H)| 11,022 80| & 4.7 20,688 A3.8 — 98.9 901
87HEXR (20184 3 H12H)| 10,865 80| & 0.7 20,447 N2 - 99.3 1,036
88Hix(2018%F 4 H12H)| 10,803 80 0.2 20,506 0.3 - 97.0 1,013
89HAXR(2018% 5 H14H)| 10,991 80 2.5 20,983 2.3 — 99.6 1,398
90HEXR (20185 6 H12H)| 11,048 80 1.2 21,269 1.4 — 98.6 1,475
91HAR(2018%F 7 B12H)| 11,090 80 1.1 21,624 1.7 — 99.5 1,448
9281k (2018F 8 §13H)| 11,055 80 0.4 21,547 0.4 - 99.3 1,704
938K (2018 9 A12H)| 11,087 80 1.0 21,846 1.4 — 99.1 1,716
94Hﬁ5<(201 8F10812H)] 11,013 80 0.1 21,850 0.0 — 99.5 1,642
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(H9E9)20184 4 B128 10,803 - 20,506 - - 97.0

#8087 4 Bk 11,036 2.2 20,931 2.1 - 98.7
(835)2018% 5 B148 11,071 25 20,983 23 - 99.6
(8929)2018% 5 5148 10,991 - 20,983 - - 99.6

908 5 A% 10,002 | ~0.8 20,802 | 2009 - 98.3
(37)2018% 6 128 11,128 1.2 21,269 1.4 - 98.6
(8929)2018% 6 B128 11,048 - 21,269 - - 98.6

#9158 6 Bk 11,025| 202 21224 202 - 99.3
(E5)2018% 7 A128 11,170 11 21,624 1.7 - 99.5
(H9E9)2018% 7 B128 11,090 - 21,624 - - 99.5

92HA 7 Bk 11114 0.2 21551 ~0.3 - 99.5
(83520184 8 8138 11,135 0.4 21547 | 204 - 99.3
(Bi=)2018% 8 138 11,055 - 21,547 - - 99.3

#9387 8 Bk 11,168 1.0 21,745 0.9 - 99.3
(835)2018% 9 128 11.167 1.0 21,846 1.4 - 99.1
(8929)2018% 9 B128 11,087 - 21,846 - - 99.1

H04HA 9 Bk 11,311 2.0 22,344 23 - 99.3
(E35)2018% 108128 11,093 0.1 21,850 0.0 - 99.5
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55898 55908 918 5928 $938 559485
B = 2018 4H13H |201845815H | 201868138 | 2018%7813H | 2018F8K14H | 201898134
~2018%5R14H | ~2018%6H128 | ~2018478128 | ~2018488138 | ~2018% 98128 | ~2018F10812H

SfgEE Had) (M) 80 80 80 80 80 80
NEAEMERLEE (%) 0.72 0.72 0.72 0.72 0.72 0.72
SHADIN A (m) 40 50 53 46 50 49
SHIDIN RS () 39 29 26 33 29 30
BRI ECNRER (M) 4,988 4,961 4,935 4,902 4,872 4,842

Cx1)

] BKRU [DEERBEILE] NSHEICHSUICEEETT.
(£2) ARBEFBTTSY . BHPONGE SHONGBUANDESIHISIANES BAH) ([CEBULBVEENH) FT.
(E3) SHHESONELMEBALEEUHIEE FhAd) OHFREEME (DEEDAY) (CHTBLET. 77V FORNBREFRBI KT,

BRmYEE0HEEE (1 5035Y)

[BHDE] (& [REEREOESFING] BLU [REEFBROEMIASFTESFER] NONECALYUICRETT. &

[BHDUELSN] (& [N

15 B 589 905 F91H 928 F93H 945
(a) BREEREORIF N v 40.56H | v 50.78H | v 53.89H | v 46.56H | v 50.13H | v 49.97H
(b) REZREOEMIESTES AR 0.00 0.00 0.00 0.00 0.00 0.00
(c) NSRS v 5,028.40 v 4,990.71 v 4,961.83 v 4,935.76 v 4,902.64 v 4,872.80
(d) DECEERIE 0.00 0.00 0.00 0.00 0.00 0.00
(e) BHANENKEE(a+b+c+d) 5,068.97 5,041.50 5,015.73 4,982.32 4,952.78 4,922.78
(1) D 80.00 80.00 80.00 80.00 80.00 80.00
(g) BRHDECIREE(e — 1) 4,988.97 4,961.50 4,935.73 4,902.32 4,872.78 4,842.78

(0F) vZEMUZBEEN SHEEZSF ELTVETD,
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WEES LUREIDRKR

RE(SEERmEL ST
(20184 4 §1381'52018% 1081285 T)
RH £ 80 M ~ = 94
5 o] 7 ol

d Yk |0 # | &= &
0O . F0O TH

NE RER) 6,936.6605 | 850,809 |1,972.28979 | 246,000

(1) B ABREGFEN STIDNHERICLIBRENZSHET,

(¥2) SWMFTELNRS,

(£3) SBEOBMRBEIET,

.ig I&5T LE%*W
R E(EFTZmELST
(2018 4H138M52018F10812HFT)
S 89 i ~ ] 94 A
E i 7t i
# I O Bl = B | THR(Mm # 1 O H= B | Tl
0O FH M 0O FH !
S TST U YD BN susoao| sano00| 122 | QNARST LIS ELD BOND orazsors | aa6000| 124

(1) FHEZEURE,
(E2) SEOBAEREFIET,

WAIERFRA & OB KRS (2) BUREIEEER
w . = | BOBHIE| % 94 M X
éfﬁﬁﬁ,ﬁﬁqﬂla—bl)‘éfU%Eﬁ%Ac‘:@Hﬂ%lliﬁU FE 2 i 0 # | 0O FAENE
koo FO FO A
IAD - RF—P=TFUR 4 4 4
WA S (%) BRRAEECT.
(1) D7V - 47+ T7 Y RDEANHBERT 7 ¥ o
RoBE# W EH{SFEREDER
= 2018410812554
< s £ 94 H x
C7 2 PE T aewmalr = - g 2% M X
S EHREISEER AL 0O T % s i ¥§ 2 f
(TA<VESR) °
BRI 1,633,639 98.2
GIM TRUST-US HIGH YIELD
BOND FUND-USD ClAss __ [3257.26364]1,633639 | 99.5 FAD - RF— - RT—T7 IR 4 0.0
(1) LM, MAEREIIT & HHIRDILE, I O-—V% Zof 29,149 18
(22) FBEOSIAREIEC. BAEEUERDE 1662793 100.0

(F) FHEERDBRAEREIFIHET,
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BEE. 8. A8 LUBEHEDRS
(2018 58148). (20186 H128). (201847 8128). (2018F8H138). (201854 98128). (20181081285

=] S| % 89 # X % 90 8 X $ 91 B X $ 92 8 X B 93 M X £ 94 # X
(A) EE 2,106,663,797M | 1,521,111,184M | 1,474,314,216/ | 1,725,375,705M | 1,730,301,629M | 1,668,793,217H
J-)b-O-V%| 365.350.319 32,129,371 20,954,139 32,593,101 30,404,213 23,149,189
BEETEETSGHES) | 1393.309.017 | 1453977.353 | 1441355617 | 1692.778,144 | 1,699.892.956 | 1.633.639,569
S ) 4,461 4,461 4,460 4,460 4,460 4,459
KIAE 348,000,000 34,999,999 12,000,000 - - 12,000,000
(B) &ff§ 707,811,151 46,024,607 25,518,889 21,104,524 14,107,331 26,395,265
b 696.000.000 34,000,000 6,000,000 - - 6,000,000
RIS B 10,182,170 10,680,954 10,451,177 12,333,178 12,383,165 11,930,773
FILRIOE 534,387 - 7,630,676 7,003,074 29.036 6.718,222
FILETTHRN 1,086,847 1,326,265 1,409,669 1,728,003 1,645,187 1,684,614
T OAtRIAERF 7.747 17.388 27.367 40,269 49,943 61.656

(C) MEERLEA—B)
TE
AR S

(D) ZEFSOER
1 A0SV EERE(C/D)

1,398,852,646

1.272,771,257

126,081,389
1,272,771,2570
10,991H

1,475,086,577

1,335,119,335

139,967,242
1,335,119,3350
11,048H

1,448,795,327

1,306,397,245

142,398,082
1,306,397,24500
11,090H

1,704,271,181

1,541,647,336

162,623,845
1,541,647,3360
11,055H

1,716,194,298

1.547,895,729

168,298,569
1,547,895,72900
11,087H

1,642,397,952

1.491,346,639

151,051,313
1,491,346,6390
11,013H

#* SEBBHARICHIT DITAERIF938,284,524F, BIEMHARE (589HA~EE945) h(CdH (T HEBNERE
*EEIARRDEEOHZ Y DMEEESEF11,013M T,

TUAEAIF785,760,301F,

[EfFHITTAEA$ 232,698,186 T,

BiERDKR £89M BH2018F 45138 ZE2018F 58148 559288 B2018F 78138 ZE20184 8 B13H
908 HBH2018F5F15H ZE2018F6812H 55938 BH2018F 881480 ZE20184F 9 B12H
F91H B2018F6F13H ZE2018F7812H 59485 BH2018F9R13H ZEF2018F10812H
15 =] £ 89 H £ 90 H £ 91 H £ 92 8 £ 93 8 £ 94 H
(A) BEFINS 5,393,533H 7,276,447H 7,672,109H 8,920,231H 8,505,992 9,149,628H
REECEE 5,396,482 7,278,388 7,673,201 8,923,595 8,507,031 9,152,476
RHAR - 4 3 - 3 5
SRR A 2949 | & 1,945 | & 1,095 | & 3364 | & 1,042 | & 2,853
(B) AffiEEsscEim 20,274,894 12,333,559 9,582,499 | A 3,799,430 10,408,259 | &~ 6,678,721
it 20,290,307 12,389,947 9,743,042 234,916 10,559,680 2,603,084
bpitis| A 15413 | & 56,388 | & 160,543 | & 4034346 | & 151,421 A9,281,805
(C) {SEEHRE= A 1,094,580 |2~ 1,335,975 | A& 1,419,930 | & 1,741,561 A 1,656,615 | & 1,696,362
(D) S#EtRE(A+B+C) 24,573,847 18,274,031 15,834,678 3,379,240 17,257,636 774,545
(E) pifAfREiEsE | & 96,395,383 | 4 76,692,382 |24 62,561,478 |~ 52,801,495 |4 56,059,746 |~ 43,307,450
(F) EBhSFE=aaE | 208,085,095 209,066,547 199,576,059 224,379,278 219,483,844 205,514,991
(fo8%E4%8)  [( 640,001,365) |( 666,320,477) |( 648,212,782) |( 760,920,230) |( 758.877.765) |[( 726,703,882)
(FEEIBIIE=ER) [(0431.916,270) |(4457,253,930) |(~448,636,723) |(A536,540,952) [(A539,393,921) [(4521,188.891)
(G) &5t(D+E+F) 136,263,559 150,648,196 152,849,259 174,957,023 180,681,734 162,982,086
(H) NS5 B2 A 10,182,170 |4 10,680,954 | A 10,451,177 | & 12,333,178 | & 12,383,165 | & 11,930,773
JEEMERE(G+H) | 126,081,389 139,967,242 142,398,082 162,623,845 168,298,569 151,051,313
BiEstEEHEE | 203,066,487 205,166,260 196,165,690 219,224,770 214,861,691 201,037,484
(foB%5B%)  [( 634,982,757) |( 662,420,190) |( 644,802,413) |( 755,765,722) |[( 754,255,612) |[( 722,226,375)
(FCEEmMIEZE) ((£431,916,270) [(4457,253,930) [(£448,636,723) |(£536,540,952) |(4539,393,921) |(A4521,188.,891)
FisE A 76,985,098 | & 65,199,018 | A 53,767,608 | A 56,600,925 | A 46,563,122 | & 49,986,171

(E1) {SEEIRMIZ(CIHEFEHRIMICN T D HER BRI EZSD CRRLTHEIET,
(X2) EEstEEEE s (F BIEEEETALDERZV, TAZ O 5GFELE LT, LOSBEEFMmE UTIEEINET,
(£3) WHHEEDSTEBEFNIR—ID WEHEEDFERE (&) | OREISRIZTN,
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A OKEEEFHBET 7V K (BEERE) KRV - 0-X (BADER)
B oECEDEEBIE (K&R)

] E £ 89 M | ® 90 M | = 91 M | & 92 B | % 93 M | % 94 1
(a) BEPREORSZNG | 5163562 |  6.780,667M | 7,040,808 | 7,178,670/ |  7.761,012 | 7.453,.266/
(b) BBERGOEHISFES A 0 0 0 0 0 0
() RHEAES 640,001,365 | 666,320,477 | 648212782 | 760,920,230 | 758877765 | 726,703,882
(d) DECHEfwiaNI S 0 0 0 0 0 0
(e) “HARIZBa+b+c+d) | 645164927 | 673,101,144 | 655253590 | 768098900 | 766.638.777 | 734.157.148
(h) HEs 10,182,170 10,680,954 10,451,177 12,333,178 12,383,165 11,930,773
(g) BEEUNENSBE e — 1) | 634982757 | 662420190 | 644,802.413 | 755765722 | 754255612 | 722,226,375
(h) EZHIERDH 1,272,771,2570]1,335.119.3350 [1.306.397.2450 [1.541.647.336001 |1.547.895.72900 |1.491.346.6390

IR m p2) fic & D i2) 0 5 B
% 89 HA|%E 90 H|FE 91 Hi|F 92 Hi|% 93 M| 94 H§
1T HhO03VRES 80H 80H 80H 80H 80H 80H

O < HEEM/IREI—R>%Z CHADADKS IENRERF. REHREDELMEACE DN TERNICHREVCLE Ul

SDEEOFEH_EOEIRWLICDONT

- DEEEICEF. BRHEVLERD [EEnits] & IEEREVERD [TALRE ERINEES) | i'hUED,

- DESE SR OEEMEBENERTTACBEEEFERTTAZ LOI5E(ICIE. DESOLENEENEEELUFET,

- DEESEZROEEMBENERTAZ FTOHE(CIE. TRZDHHDEH TAILRES BFRIHEE) . &Y OBEIEENEET
ER

- TAIRE (BRISES) IREUCIESE. DEREESFRLEBCHIFTIELCOZTHEDOMBITAD SUZTAILRS R
&) EEBRURED. ZOROELOZHEDERITARERI)ET,

- BEDEEICDOVTIE. 20.315% (FiEFE15%. EEEFFIFTER0.315%BRUHAT S %) DIHEICLDRREINHDITHD
N, BEREBHIENMBERINE T, BH. BEPSETRL. BPENEEHECIFREENEBIRT 2D TEET,
EANDFRHEEDSS. HENRBRIET,

- BOEDWESNICBEH(CF. ESRORABHEEICRDIENDIET, <HULE BFEEHICBELEHELLIEEL,

- SER EDBURLVDSEBIC DEF U TCIF. HEFFIRFICTHREIND I EEBEHULET,

LT 7Y REDEREIFREHE NI SA (Z—1) | BROKMFESDEREIRTHE [J227N | SA] OBEAHR
TY, FFEREROEICSIFDEIRVIC DOVWTIRERFERHTICHBBLEHhE LZE L,

([ "ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”

J
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TAOKESEAHMBET 7V K (BEERE) KRRV - I-R (BADER)

| ®mRL-3—2 (ERHER) |

RIE30EADERER

B s M B | VeldContraned ndor | B RILBBL— -
z g ield Constrained Index | & )L — = .
® B M e KA gg$%ﬁ§2%g%§@
N\ L = 7 = 7
(PECE) AN =S H% = = (BZEH) B (BZER) B v

M M % % & % % % | BAM
658820168 5 B12H) 7,429 100 0.1 13,670 2.9 79.91 N2.7 0.5 98.4 1,956
668K (20165 6 B13H) 7,363 100 0.5] 13,952 2.1 78.50 AN1.8 0.3 98.3 1,911
678K (2016%F 7 B128) 7,254 100 AN0.1 | 14,267 2.3 77.45 AN1.3 0.4 98.6 1,891
6888 (20164 8 B12H) 7,345 100 2.6 14,507 1.7 78.41 1.2 0.4 98.2 1,902
698K (20165 9 B12H) 7,261 100 0.2 | 14,644 0.9 77.41 A1.3 0.0 98.7 1,851
708k (20165%108128) 7,287 100 1.7 14,815 1.2 78.36 1.2 0.1 98.4 1,866
718K (20168E11814H) 7,286 100 1.4 | 14,660 A1.0 80.92 3.3 0.1 98.5 1,798
72HAK(20165128128) 7,802 100 85| 14,931 1.8 85.92 6.2 0.1 98.7 1,902
738k (20174 1 B128) 7,839 100 1.8| 15,174 1.6 85.67 A0.3 0.1 98.8 1,943
7488R (20174 2 B13H) 7,892 100 2.0 15,304 0.9 87.35 2.0 0.4 98.9 1,970
758K (20174 3 B13H) 7,747 100 A0.6| 15,280 A0.2 86.51 1.0 0.1 98.7 1,866
768K (20174 4 B128) 7,295 100 AN45 | 15,478 1.3 82.21 A5.0 0.4 98.7 1,767
778K (20178 5 B12H) 7,398 100 2.8 | 15,621 0.9 84.09 2.3 0.1 98.7 1,808
788K (20178 6 B12H) 7,341 100 0.6| 15,758 0.9 83.01 A1.3 0.0 98.7 1,764
798k (20174 7 B128) 7,572 100 45| 15,726 AN0.2 87.00 4.8 — 98.1 1,833
8088 (20174 8 B14H) 7,415 100 A0.8| 15,817 0.6 86.58 0.5 0.0 98.8 1,783
818K (20178 9 B12H) 7,478 100 2.2 | 15,974 1.0 87.78 1.4 — 98.5 1,860
8283k (2017%108128) 7,434 100 0.7 16,115 0.9 87.76 0.0 — 96.5 1,894
8388k (20178 11813H) 7,238 100 A1.3 1 16,008 N0.7 86.94 0.9 — 99.0 1,774
84K (20178 128128) 7,093 100 AN0.6| 16,114 0.7 85.43 AN1.7 — 99.0 1,723
8583k (2018% 1 A128) 7,231 100 34| 16,259 0.9 87.88 2.9 — 99.1 1,772
868 (20184 2 B13H) 6,728 100 A5.6 | 15,994 AN1.6 85.40 N2.8 — 99.0 1,626
8788k (2018F 3 B12H) 6,622 100 A0.1 | 16,071 0.5 84.04 AN1.6 — 99.1 1,588
88HAK(2018% 4 5128) 6,474 100 AN0.7 | 16,123 0.3 83.06 AN1.2 — 98.9 1,529
8988 (2018% 5 B14H) 6,342 100 A0.5 | 16,136 0.1 82.66 0.5 — 99.1 1,470
908K (20185 6 B12H) 6,374 100 2.1 16,200 0.4 83.77 1.3 — 98.9 1,454
918k (2018%F 7 A128) 6,174 100 AN1.6| 16,203 0.0 82.61 AN1.4 — 99.0 1,359
92887/ (20184 8 B13H) 6,027 100 A0.8| 16,382 1.1 80.48 JAWNS) — 99.2 1,297
93887 (20185 9 B12H) 5,802 100 A2.1 | 16,458 0.5 79.24 A1.5 — 98.8 1,216
9488k (2018108 12H) 5,715 100 0.2] 16,371 A0.5 79.95 0.9 — 98.9 1,178

(E1) BEMEBROSEERIFDECEIAG .

(F2) ICE BofAML US High Yield Constrained Index (K RJLR—X) [&. ICE BofAML US High Yield Constrained Index (K RJLR—X) @
RTI—9ZD&IC, HT7 Y RFEHZ10,000& U TAIEREETENSHELILBDTT,

CE3) BHOEYIE. BEMBENORMRZERL T, RBATEXHOREZRALTNET,

(£4) RBL—HE. StEBICBITINEEEYEETERGOMEZ D L ICREGEHANEDDFHETECIIBHEIND L— FEHRALTVLE
ER

(E5) EBYEE. BHEIRERMICKVBECH > TEESNZHBEN DI E T, LELDEHEBRTHIED T ZFERLTHEUET,

(£6) RBEEALERG, YT—T7 Y FOEALEZELDD 7Y M= (LB LI BDESHET .

(E7) AEEEALEESIRTOENHLES GIRLHES SJUESTYZEREET.
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FAUKESENHET 7V F (BEERE) KRRV - - (BASHER)
® ./ A
% 1238
EEMIESOHBICONT

Ge) (m)
7,000 40

6.500

6.000 [

5,500 10
5.000 0
F88HIK F89HIR F90HIR FITHIR F92HR FI3HR ESSZE-GES

(2018.4.12) (2018.5.14) (2018.6.12) (2018.7.12) (2018.8.13) (2018.9.12) (2018.10.12)
— EAEMER () DiCEHFIREREMEE (E#) MEEER (B#)

* HEEEHBIREEEME T, Dt BHAd) ZHEHICEBRELCDDEFBUCHELILDDT. 77 Y NERADEREN/N T+ —< VAR
BHDTY,

* PESEBIRETINESHICOVTIF. BESFANTHHDOI-RICKIIRBIFT HESZEBINICHIRET D I-ADIBNIT 7 RbiHh
FI) o Flow T7Y ROBAMECKIFHREHDRBIE T, LN T BESTOEHDKRRZRIDDOTIESB I FEA.

WE SR - R
$8981E | 6,474H
945K 1 5,715 (BHLDECE600M)
B 5& x:2206% DEEHIREN—X)

REEMBEOFEEHER
GIM FSAM=USNA - A—=UR - KRR TPV AUDZIZZZX AN [GIM-US/N
A4 - A4=)LF (AUDZZR) | ELWVET, ) "NDREZEUT. KRIVETD/N\A - 4 —)LRES
[CREU. KRIVEBETOEEICKHUTKRILEY / RRIVBEVLDBEES | ZTR > ToiER. FIBIAIF
POAFE LB FELURD., BFMEOTEPRE RN)IVHABHEED ENNY A T RABRERY . EX(fH
BEFTELFRUR. <nHULF REREICDOVWT] ZZSBIETL,
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TAOKESEAHMBET 7V K (BEERE) KRRV - I-R (BADER)

£ B B | ®F BT |Gt [FEVBBU—F g g SEEE

B K| (BN (B E XR| (ST (BB x| o HEALE

M % % M % % %

(HAE) 20184 4 B12H 6,474 — 16,123 — 83.06 - — 98.9

ZE89HA 48X 6,432 A~0.6 16,090 AN0.2 82.61 A0.5 — 98.7
(HAR) 20184 5 B14H 6,442 A0.5 16,136 0.1 82.66 A0.5 — 99.1

(HiE) 20184 5 A14H 6,342 — 16,136 - 82.66 - — 99.1

ZE90HA 5 B=X 6,297 N0.7 16,087 A0.3 82.35 A0.4 — 99.2
(HAR) 2018%F 6 B12H 6,474 2.1 16,200 0.4 83.77 1.3 — 98.9

(HiE) 2018%F 6 B12H 6,374 — 16,200 - 83.77 - — 98.9

ZEO1HE 6 B=X 6,141 N3.7 16,140 0.4 81.16 231 — 98.6
(HiR) 2018%F 7 B12H 6,274 AN1.6 16,203 0.0 82.61 A4 — 99.0

(HiE®) 2018%F 7 B12H 6,174 — 16,203 - 82.61 - — 99.0

ZEO92HA 7 BX 6,188 0.2 16,319 0.7 82.21 A0.5 — 99.2
(HiR) 20184 8 H13H 6,127 0.8 16,382 1.1 80.48 N2.6 — 99.2

(HiE) 20184 8 A13H 6,027 — 16,382 - 80.48 - — 99.2

ZE93HA 8 B=X 6,057 0.5 16,459 0.5 80.59 0.1 — 98.9
(HAR) 2018%F 9 B12H 5,902 A2 16,458 0.5 79.24 A15 — 98.8

(HiE) 2018%F 9 B12H 5,802 — 16,458 - 79.24 - — 98.8

ZE94HA 9 B=X 6,021 3.8 16,538 0.5 81.83 3.3 — 98.9
(HAx) 2018%F10812H 5,815 0.2 16,371 A~0.5 79.95 0.9 — 98.9

() BREBEMBARDERAG. BERIFHEL,
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A OKEEEFHET 7V F (BEERE) KRRV - I—-X (BADER)

BERIEICONT (2018.4.13~2018.10.12)

BRE/NA - 1 —)b FESFR
KENA - A=)V MESTIRIE, FIRINAZERE UCEFRER LR X LT,

KENA - A =)L FESFTRE. SERAENS2018F 6 BICH I T, KEDEZH EFPKEDE
SEEGE. IFHBRBESFZR(I T, AARICRITDEAEFIFE Uz, TDRIAICHITITIF. FH
IRFREFERCHMABOBEEBBONEREZERE UCHAMBZR0ICERMBNERRICHRE LI
EREICKY ., BRICHBLEFUL. ULMUI0BICAS L. KEMATHBN NELILIEZRITT,
NEEFHCIEMBARZTLAFE U, BH. SIEMHAPDOARE/ 1 - =)L MESOFGEREF. BA
WERODEZ(IREBERI T UD. N1 - 4 —)U NMESOHBRRITIIMEATH > &N D, BRiF
BFBDEFIFT U,

NREES
SPIVEFHHTREULE U,

SIEREAB LY. KPEZERECA Y U7 DEBESE. 7—A S U7 OREEZEOBEREICAS
ENDOD. REVEEHHETAHEROBRWERDREE Uz, 2018F8RICAZD L. MUIBERENDE
MRENEEUMEZEOUXTERERENRE I ERENS, RENIVIEHHETINELEUIZ, 9BHE
DIR(E, FFEEBEETNOBINERUMIEOU X T O#ZRZENTS SH TR NVEFNHTERUFL
et 10BICAZ & THOURTBEREERANERDIP TR NIVIFHATELE Uz,

NEREN MR

RBA (=X bSU7EHIRIT) (FEEREHMZ1.50% TEABESR Ulc,

—7. FRB CKEEHERHEESER) FBERENOFEERL VI%Z, 2018F6 BHKIU9A
(C0.25% 7 > hFDFIE LF, 2.00~2.25% & L& Uiz,

BIEREARICH TS [SEDERSE ]

BET77VR
FEUT. GIM-USNA - 4=)UK (AUDISR) "DIREEEGEZSAICHEDZEICLDT.
KRIVEBTNA - 4—)URESHOSDIRFEDIFN. RRILOABELNURPAEBESIICLD VI
I EFEEHD DN DEESZHSULED,
BGIM-USNA - 14=ILF (AUDZISR)
FEUTKRIVETDNA - A —)URESICIKREL. KRIVETDEEICHULTKRILFEY /FRIL
BVDAEBES|IZTIED LT, ERMEDBEELHEELZE UTINBDERZHIUET, /\1 -
A =)L RESOEHANICELTIE. RELAT v PRICED<ERISBREIREER UIERE#RET
27T,
WI9AD - IR— - IYP—=TF7UR
BEDZEMICEEL. TENRBERZTRVET,
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TAOKESEAHMBET 7V K (BEERE) KRRV - I-R (BADER)

IR—BMT7FUFICDONT (2018.4.13~2018.10.12)

mET77 VR

LIT7VUREFE. GIM-USN\A - 4—=)LF (AUDZIR) &40 - Xx— - XTF—=—T 7V RI(C
BETDI7YR - FT - T7VXTHY ., BERPEZECTGIM-US/NA - A4—JLR (AUDZ
TRA) "NDEREBGZESMICHITLE Ul

BGIM-USNA - A4=]LF (AUDZSXR)

FEUTERIVETDNA - A —)UREEEDLOICEHREL. KXRIVETOEEICH UL THKRILFEY
SERIVBVDAEBES|Z{TRRD I ET. SRMEDERBEREDTE UEINEOEHFEZSH S UE U,
NA « A=) RESOEH AN UL TIF. 5IERE. REAT v IPORICED < BRIHMERZER
U8R Z1TRWVE U,

BIAD « IR— - IYP=T7UR
BEOZ2MICREEL. SHOEGE. RERGIBLUI—IL - O—VEICLDERZTHRVE Ul

RNIFI—=TEDERICDONT

BT 7V ROEAOFHO X [FBEREELBRINYFV—IZRIFTTHIFE .
UTDTSTEHT 7 ROBEEMBALSEERHEDEERON LTI,

(%)

3.0

2.0 —

1ot COE#(fhEa

O'O ) ‘ ‘ ‘ o 3 ICE BofAML US High Yield

S I —. ] Constrained Index (K RJLR—2)

-1.0 e B IR = RVAEL—~ J3M)
[ 2 0 [ R —————— -
-3.0

5898 59085 918 55928 5938 59455
(2018.4.12  (2018.5.14  (2018.6.12  (2018.7.12  (2018.8.13  (2018.9.12
~2018.5.14) ~2018.6.12) ~2018.7.12) ~2018.8.13) ~2018.9.12) ~2018.10.12)

16



A OKEEEFHET 7V F (BEERE) KRRV - I—-X (BADER)

SEEICONT

SFREID 1 HOzYpEce (BhAd) (FFE [HEREOAR (1 5028Y) | O B85k
Ady) | WETSRES 0,

WD BCEORERRII TEC [NmnEeEDstEERE (1 503Y) | ZISRIESL,

BH. BRBICDOEFULCF. ERAHICEIEERASECVLEETT,

BHEFREOAR (1505Y)

898 $908 £918 5928 5938 9458

B = 201848138 | 2018458158 | 2018468138 | 201877138 | 2018F8F148 | 2018597138
~2018558148 | ~2018568128 | ~2018% 78128 | ~2018%8F138 | ~2018%98128 | ~2018£108128

SHnEE Wad) (M) 100 100 100 100 100 100
SEAE (g (%) 1.55 1.54 1.59 1.63 1.69 172
LD (GGl 31 32 27 26 24 27
LHDRE SN ) 68 67 72 73 75 72
B ENRE M) 1,966 1.898 1.826 1753 1678 1,605

Cx1)

] BRU [DEERBEILE] NSHEICHSUICEEETT.
(£2) ARBEFBTTSY . BHPONGESHRONFBUAN DO SIANES BAH) [CEBULBVEENH) £,
(E3) SHHESONELMEALEEUHDEE FhAd) OHFREEME (DEEDAY) (CHTBILET. 77V FORNBREFRBZI KT,

NP EE0HEEE (1 5035Y)

[BHDE] (& [REEREOESFNG] BLU [REEFEOEMIISFTESFER] NONECALUICHETT . &

[BHDUEFMSN] (& [N

15 B 589 905 F91H F928 F93H F94H
(a) REEREOEIF NG v 31.33H | v 32.58H | v 27978 v 26391 | v 24578 | v 27.32M
(b) REZREOEMIESTES AR 0.00 0.00 0.00 0.00 0.00 0.00
(c) NS v 2,034.67 v 1,966.01 v 1,898.67 v 1,827.14 v 1,753.72 v 167837
(d) DECERIE 0.00 0.00 0.00 0.00 0.00 0.00
(e) BHANENKEE(a+b+c+d) 2,066.01 1,998.59 1,926.65 1,853.54 1,778.30 1,705.69
(1) e 100.00 100.00 100.00 100.00 100.00 100.00
(g) BN ICIREE(e — 1) 1,966.01 1,898.59 1,826.65 1,753.54 1,678.30 1,605.69

(0F) vZEMUcZBEEN SHEEZSF ELTVETD,

17



TAOKESEAHMBET 7V K (BEERE) KRRV - I-R (BADER)

Sl SEDERAER

BET77 VR
FEULT. GIM-USNA - A4=)UK (AUDZIZR) "DOREESZSMUIEDTEICKIDT.
KRIVBTNA - A =)L RESHSDNRDEFN. RRIVDEBBELNUHCEBEE|ICKDTUIT
L GEFZEEHDDONG) DESZHSULETD,
BGIM-USNA -14—=)LF (AUDZISXR)
FEUTKRIVETD/NA - A —IURESICIREL. KRIVETODEEICHUTKRILFEY /ER)L
BULDOERBES|ZTIFD T ET. ERMEDBERLGHEELRE UTINGDEERZSH I UEF T, /\1 -
A —IJU REEDHEFANICELUTIE. RELT v IPOICE D ERISINERZER Lo ERE i T
27T,
WA - IR— - IF—=T7UR
MEMEEEDZE2MICERB L. RENRBERZTIVED,
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A OKEEEFHET 7V F (BEERE) KRRV - I—-X (BADER)

1 /03" OFERAOR

89~ 94
16 =] (2018.4.13~2018.10.12) biz| g 1) 15 =
& @ | Kk =

- . o, | {ESEEREN = S/ERHA-POD TR AETE X (SSEERENE
LIRLAR LI e ) SRR A ) T R 6,206M T F .

PN BERANE. 77V ROBREFHE. ST OEMIEN. BEEMBEOE, %

% E 2 (13) | 0210) | e e o

Rt sd. ERRSESSERAOEM. OERNTOS T 7Y ROBSE, BA%

R = .

(B8R #t) (22) | (0.352) ORI = Y

(Z = 8 ) (1) | (0.016) | ZEERITHIF. BERHEDSE, BIESHN SDEHOETOII
DA —— - | GEEETN = SERIRORERE TN, SERIR O TR SEO
ot : FEEIFHRE. BMEEEE0OFEOR,. 558N AICSEAS T
S B | BRI B = SR HAh DA MEESERE B S ERAI DT F IS E I

s BMEESEE RS, BMEESOME DMERET 2HEICHT BFHe
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(F2) SEBIBEECEICAXRBEOBAALTHIFT,

(E3) SHEEF1AOZYDZNZNOEREEZ SERBTPOHIEEMETRLUTI00ZFUIED T, IEREIAREZLERAALTHY
ESEIN

(£4) HHFANTWVWR YT =T 7Y R0 25HE. TEZRLFHE. BMESES HELUCZOMERAF. YT —T 7Y RIS cREDS
B, ZDT7YRICHIETDEDESHET, HHPANTVDIRERTIS (KP—T7 Y RZER, ) H'H256. SBEBEDER. X
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TAOKESEAHMBET 7V K (BEERE) KRRV - I-R (BADER)
WEE S KURGIDRKR

RE(SEERmELT
(20184 4 §1381'52018%108 1285 T)
RoH £ 80 M ~ = 94
5 0] 7 o]

O = g | O ¥\ & &

0O TH F0O TH
NE BER) 842.95351 | 75,031 [3,955.38674 | 350,000
(1) B, ABREGTEN SIIDNHERICLIBRENZSHET.
(¥2) SWMFZELNRS,

(£3) SBEOBMRBEIET,

.jggduugﬁmﬁ
KREEESEMESF
(20185 481381 520184108128%T)
3 89 7 — = oz 7
= i 7 I
% w0 W= @ voam|  #® W |0 %= =] VoM
O 9 = 0O A =
GIM TRUST-US HIGH YIELD BOND GIM TRUST-US HIGH YIELD BOND
FUND-AUD CLASS (7~ >/z8m) 23490043 | 30,000 89 | FUND-AUD CLASS (7w ~/z88) [2995:38674 | 350,000 88
GE1) EEEEFZEULE,
(32) SEOBEFBIHET,
BFZEERA & D [KRE WIS EEEAEDEBRL
2018410812887
LERBAPICHIFHFIZERERAEDOEE|EH Y £ = o = 94 B %
ko - ¥ Mm@ =
4 %
. EETE TS 1,166,178 97,1
WA R ER R F R P e 23 0.0
(1) 77? R ° 2-7 ° 77“/7\‘73‘\ﬂ‘-ﬂl1’1r555§5§777 O—)L - O—Y%, Z0ft 34,525 2.9
I DEAiH R R 1.200./26 100.0
. %= o4 B % D) FHEOEOFBIRT,
27 Y B A eyt el %
S EE SIS mESS FO FH %
(TARVEE)
GIM TRUST-US HIGH YIELD
I TR TR IGH YIELD N3 605 14087 (1,166,178 98.9

GE1) HERIEIE, WEERERICYT S5HMEADLEER,
(x2) FHBHERDBALRESVIET.
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() BARBIEIET,

20



A OKEEEFHET 7V F (BEERE) KRRV - I—-X (BADER)

BEE. 8. A8 SUREHEDKS
(20184 58148). (20186 H128). (201847 8128). (2018F8H138). (20185 98128). (20181081285

B8 =] $ 89 B X F 90 B X £ 91 B X £ 92 B X £ 93 B X £ 94 B X
(A) BE 1,494,825,060 | 1,490,490,447M | 1,398,291,914M | 1,363,260,024M | 1,239,212,825M | 1,200,726,903H
J—-)b-0-VEF 38,585,620 32,552,660 52,308,919 55,738,535 37,002,054 34,525,646
RS (EIES) | 1,456,216,428 1.437.914,779 1,345,959,988 1.287,498,485 1,202,187,766 1,166,178,254
%27%@5@55) 23,012 23,009 23,007 23,005 23,005 23,003
ENIONH - 19,999,999 - 19,999,999 - -
(B) &f& 24,748,645 36,081,724 38,725,204 65,786,956 22,230,773 21,864,324
B/ - 10,000,000 - 10,000,000 - -
ES/NIGE Pl 23,181,653 22,816,336 22,020,453 21,529,017 20,974,845 20,626,583
RILEE - 1,883,135 15,324,930 32,834,114 - -
RILSFEERIN 1,555,962 1,361,553 1,349,502 1,384,129 1,208,313 1,181,933
ZTDRILER 11,030 20,700 30,319 39,696 47,615 55,808
(C) fiBERE(A-B) | 1,470,076,415 1,454,408,723 1,359,566,710 1,297,473,068 1,216,982,052 1,178,862,579
TR 2,318,165,322 2,281,633,665 2,202,045,353 2,152,901,762 2,097,484,559 2,062,658,370
TERREUETRE  |& 848,088907 |& 827,224942 |~ 842,478,643 |~ 855,428,694 |~ 880,502,507 |A 883,795,791
(D) ZESEFSO% 2,318,165,3220 | 2,281,633,6650 | 2,202,045,3530 | 2,152,901,7620 | 2,097,484,55900 | 2,062,658,3700
1505 BEfi(C/D) 6,342H 6,374H 6,174H 6,027H 5,802 5,715H

+*ZE8BHERRIC BT D ITAEAIF2,362,883,167M, HEMHAR (589FA~F94H) hICH T HBNRETTALL141,527,267H., EfEHITTAZIF441,752,064HTY,
* BIARIRDETE O OFIEFELRISS5,715H T,
* EEIAHARDIGEFEHSERN' TTAZEZ T E > T Y. TDELRIFE83,795,791HTY,

WS DKR $898) E20184 48138 E2018458148 928 B2018478138 £20184 8 5138
$o0HI H20184 559158 Z201846H128  93# B201848H148 20184 9 5128
Fo1H1 B2018467138 Z201847H128 %948 B201859H138 20184108128
8 E % 89 9 | = 90 # | ® 91 W | = 92 £ | % 93 # | m 94
(A) BAZ IR 8,831,139 7,771,188 7,520,546/ 7,076,379M 6,372,096/ 6,825,497
SEEAS 8,832,450 7,772,025 7,521,747 7,077,634 6,373,827 6.826,622
ZEF]S - 5 1 9 6 4
HLFIR N 1311 |2 912 |- 1202 | & 1264 | & 1737 | & 1,129
(B) HilisE455E1E4 | ~ 14,826,086 23,864,000 |~ 28,155,192 |~ 16,146,764 |~ 31,171358 |~ 3,155,005
FE 646,864 23,953,683 1,596,145 387,611 521,720 289,079
b=t A 15472950 | A 89,683 |~ 29751337 |4 16534375 | A 31693078 |4 3444084
(C) {SE3RMS A 1566953 |4~ 1,371,346 |~ 1359389 |~ 1,394,007 |~ 1216716 |2~ 1,190,177
(D) SMEES(A+B+C) | ~ 7,561,900 30,263,772 |~ 21,994,035 |~ 10,464,392 |~ 26,015,978 2,480,315
(E) BiEB@HUEES | £546,710,652 | A547,456,485 | /503,666,183 |A508,093276 |~503,121,384 | 2520,884,800
(F) sefEsEEiamns | £270,634702 | £287,215893 |2294,797,972 |~315342,009 |~330,390,300 | 344,764,723
EHZHEME) | 471.672,122) |( 448572.770) |( 418,096,121) |( 393.367.382) |( 367.840.678) |( 346,192,304)
(FEIERIENEE) [(A742306,824) [(A735788,663) |(A712,894,093) [(A708709,391) |(~698,230978) |(A4690.957,027)
(G) 8EH(D+E+F) | 2824,907,254 | 2804,408,606 |/820,458,190 |~833,899,677 |~859,527,662 | 863,169,208
(H) INEHERS 2 23,181,653 |~ 22,816,336 |~ 22,020,453 |~ 21,529,017 |2 20,974,845 |~ 20,626,583
REGHIERS(G+H) | £848,088,907 | 2827,224,942 | 2842,478,643 | 855,428,694 | 880,502,507 | 883,795,791
ENEEAEES | £286,552,169 | 2302597914 | A310,657.268 | ~331,188,654 | A346,209,765 | 359,755,986
EMZHEME)  |( 455.754,655) |( 433,190,749) |( 402.236,825) |( 377.520,737) |( 352,021.213) |( 331,201,041)
(FEIERIENEE) [(A742,306,824) [(A735788,663) |(A712,894,093) [(A4708709,391) |(~698,230978) |(A4690,957,027)
i tne £561,536,738 | £524,627,028 | £531,821,375 | £524,240,040 | £534,292,742 | £524,039,805

(E1) {SEEIRMIZ(CIHEFEIRIMICN T D HERBFEIREZSD TRRLTHEIET,
(X2) EEstEEEE s (F BIEEEETALDERZV, TAZ TOS5GIdELE LT, LOSBEEFMmE UTIEINET,
(£3) WHHEEDSTEBIZF22—ID WEHEEDFEBE (&) | OREISRIZT N,
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TAOKESEAHMBET 7V K (BEERE) KRRV - I-R (BADER)
WIS ECEDEEBIE (K&R)

12 B % 89 H % 90 #H £ 91 H £ 92 #H £ 93 H £ 94 H
(a) BETREOESF NG 7.264,186H 7,434,315 6,161,157H 5,682,372H 5,155,380H 5,635,320M
(b) BERREOBMISTESER 0 0 0 0 0 0
(c) INEEES 471,672,122 448,572,770 418,096,121 393,367,382 367,840,678 346,192,304
(d) DECERBEIE 0 0 0 0 0 0
(e) SHpEkHg&E(a+b+c+d) | 478,936,308 456,007,085 424,257,278 399,049,754 372,996,058 351,827,624
(f) e 23,181,653 22,816,336 22,020,453 21,529,017 20,974,845 20,626,583
(g) BigUDECNR&(e — 1) | 455,754,655 433,190,749 402,236,825 377,520,737 352,021,213 331,201,041
(h) ZEEROHK 2,318,165,322[1(2,281,633,66501 [2,202,045,3531 {2,152,901,7620 |2,097,484,5590 | 2,062,658,370]

[ it p2) fc &= 2 ip) 0 5 B

55 89 HA|% 90 HA|%E 91 HA|%E 92 HA%E 93 HA|E 94 Hf

1 HhOZFYSEE| 100 100/ 100/ 100/ 100/ 100H
O <HEEBREI—2>ZHADHDHS IEHESE. REBREOEEMBCEINTEBNICERENLFE LI

SEEDFR EDEIRWNICDONT

CDEEICE. BRRVLERS [BENERE] & EFERRVCRS [TALRE BRIDER) | HHUERT.

- DEEBHROEEMENMERITALBES CFERTAZ LOB155(CF. DEEDOLENEBILEEBFIET,.

- DEE SR OBEMENERTAZ TOSHGICIE. TOSMODEN TALRE WRINEkE) « &Y OENZBEDEET
a—o

- TTAILRE (BRINEEE) HRELUCHEGE. PESHERICHITZELOZHEOERITAD SLFTALRE FRIDE
&) EERRUCERD'. ZDHBOELDZHEDERITAER) KT,

- EBHBEZICDOVNTIE. 20.315% (FTEHL15%, EEARIFTERI0.315% B K UMAEL 5 %) DFFE(C K2 RRBUNATTED
N, PETZHENMERAINE T, BH. BEPRSEZTRL. PEDBERFICIHEREHEZERI D ILDHTIFET,
ENDZRHEDBS, HEISEBRVET,

- BUADESNZIBEFICIE. LEOABNHEEICRD I ENHUFET. <HULE, BRFERILICBBLEDELZEL,

- BB OBV DFMBIC DT E U TR, HBEPIREICTHERIND CEZBBHLET,

LT 7Y REDERERFHHE N1 SA (Z—Y) | SRURRESDEREFRREE [J22FN | SA| OBEANR
TY o FERBGOEEICH T HERWVIC OV TIFERFEREICHBNEHE L IEE L,

[ “ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”
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TAOKRERENMET 7V F (EEERE) JS5IJIL - L7V - (BASER)

[ ISYIL- L7 0-2 (BRANER) |

RIE30HADERER

= % @ @ | vedComtsnd ey | ZIZN LR -
® HW | BERIA-A BBV - MAME aagy REE
s |EDZ M. 2 ozmn| 0.2 |ezmn|H .2 N

= = % % e % % % &5

6783x% (20164 5 B12H) 4,248 100 56| 13,780 2.9 31.39 1.4 0.3 98.7 | 21,625
688K (20165 6 B13H) 4,229 100 19| 14,064 2.1 31.13| & 0.8 0.2 99.0| 21,283
69K (20165 7 B12H) 4,236 100 25| 14,382 2.3 31.03| & 0.3 0.3 98.7 | 21,143
7088R(20164 8 B12H) 4,408 100 6.4 | 14,624 1.7 32.50 4.7 0.2 99.0| 21,723
71ER (20165 9 B12H) 4,296 70| & 1.0 14,762 0.9 3135 & 35 0.0 99.11 21,130
7288 (20165£10812H) 4,405 70 42| 14,934 1.2 32.43 3.4 0.1 98.8 | 21,145
738K (201611 814H) 4,204 70| & 3.0 14,778 AT1.0 3155 & 2.7 0.1 99.0| 20,221
748K (20165FE12812H) 4612 70 11.41 15,051 1.8 34.16 8.3 0.0 99.1 22,473
7583220174 1 B12H) 4,920 70 8.2 | 15,297 1.6 36.04 5.5 0.1 99.1 23,874
76E8R(20174 2 B13H) 4953 70 2.1 15,427 0.9 36.59 1.5 0.2 99.1 24,003
778K (20174 3 B13H) 4,905 70 0.4| 15,404 0.2 36.54 | & 0.1 0.0 99.0| 24,090
783K (20174 4 B12H) 4,688 70| & 3.0 15,603 1.3 3493 | A 4.4 0.2 989 | 23,567
7988k (20174 5 B12H) 4,845 70 48| 15,747 0.9 36.28 3.9 0.1 99.1 24,311
80H8F (2017 6 B12H) 4,555 70| & 45| 15,885 0.9 3343 | & 79 0.0 99.0| 22,709
81HIR(20174 7 B12H) 4,702 70 48| 15,853 A0.2 3493 4.5 — 98.6 | 23,573
828k (20174 8 B14H) 4,593 70| & 0.8 15,945 0.6 3425 A 1.9 0.0 995 | 22,892
83H97X (20174 9 B12H) 4,679 70 341 16,103 1.0 35.29 3.0 — 99.2 | 22,836
848K (2017108 12H) 4,684 70 16| 16,244 0.9 35.42 0.4 — 989 | 22,543
858K (201711 813H) 4,492 70| & 26| 16,137 YANOWA 3461 & 2.3 — 99.1 21,781
86HIF(2017F12812H) 4,443 70 05| 16,244 0.7 3438 | & 0.7 — 99.2| 21,416
87H3(2018%F 1 B12H) 4,442 70 16| 16,390 0.9 34.59 0.6 — 98.7 | 21,133
88EAR (20184 2 B13H) 4,083 70| & 65| 16,123 AN1.6 3293 | & 48 — 99.1 19,378
89K (20184 3 B12H) 4,063 70 1.2 16,200 0.5 3285 & 0.2 — 99.3| 19,088
90HAK (20184 4 B12H) 3,834 70| & 39| 16,253 0.3 3167 & 36 — 98.1 17,304
91EIR (20184 5 B14H) 3,686 A5 A 2.7 | 16,266 0.1 30.36 | & 4.1 — 99.4 | 16,007
92H87R(2018%F 6 B12H) 3,597 451 A 1.2 16,331 0.4 29.73 | & 2.1 — 99.1 14,932
O383K(20184 7 B12H) 3,440 45| A 3.1 16,334 0.0 2893 | »~ 2.7 — 98.7 | 13,935
9483k (20184 8 B13H) 3,425 45 09| 16,514 1.1 2861 | & 1.1 — 99.2 | 13,054
O5EAR (20185 9 B12H) 3,168 30| & 66| 16,590 0.5 26.86 | A 6.1 — 9941 11,868
96EAR(2018F10812H) 3,496 30 11.3] 16,503 0.5 29.67 10.5 — 985 | 12,571

(E1) BEMEROESEERFDECEIAG .

(F2) ICE BofAML US High Yield Constrained Index (K RJLR—X) [&. ICE BofAML US High Yield Constrained Index (K RJLR—X) @
RTI—9ZDEIC, HT7 Y RFEHZ10,000& U TRIBREETENSELILBDTT,

CE3) BADIEHF. BEMBENORRZZEL T, RATEREOREBZHRALTVET,

(£4) RBL—HE. STEBICBITINEEEYEETERGOMMEZ D L ICREGEHANEDDHETACKIIBEHEIND L— FEERALTVE
ER

(E5) BYEE. BEIRERMICKVBECHE S TEESNZHBEH DI E T, LELDEHKEBRTHIEDT—I=ZFERLTHEUET,

(£6) RHBEEALERG, YT—T7 Y FOBALEELRD 7Y FMR—X [THE U BDESHET,

CE7) REEALREHFRTIOECHLES (GRHES) BRrUESEYERESTT.




A OKREEEFHET 7V F BESERE) JS5IIL - L7V 0-R (BADER)

& 1238
BAMEESOHRBICOWNT
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F90HIR FITHIR F92HR FI3HR FE94HAR 955K F90HR
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— B¥EMER () NEEEEREREME () MEERER (B8

* HEEEHBIREEEMEE. Dt FHAd) ZHEHICEBRELCDDEFBUCHELILDDT. 77 Y MERADERENI/N T+ —< Y AZRY
BDTY,

* PESEB/IRET N ESHNICOVTIF. BBESFATHHDOI-RICKIIRBIFT DESZEBINICHIRET D I-ADRBNIT 7 RbiHh
FI) o Flow T7Y ROBAMEBECKIFREHFDRBVE T, LD T BESTOEHDKRTZRI DD TIESB I FEA.

BEH(HEE - R
FI18i5 : 3.834M
FO6HAK : 3,496 (BHL0FCE240M)
& XK:223% (DEEHBIREN—X)

NEEMBEOFLEEHER
GIM rSAM=USNA - A—=)UR - RYR:-T7Yr BRLIZZA AN [GIM-US/N
A4 A4—=)JLF (BRLIZZRA) | ELWWVET, ) "DREZEUT. KRIVETD/N\A - 4—)LRES
[CIE L. KRIVETDEECHUTKRILFEY /TSI - U7 IVBLDEBES | &7 o iR,
FBRINAIF TS RESERD F LD, BEFEBOTEN TSI - U7 IVHEBBED ENYA
ABRERY), BEEMEBETELUE U, <HhULIE REREBEICDWVWT] ZISERIES0,
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TAOKREEEFHET 7V F (BESERE) JS5IIL - L7V 0-R (BASDER)

e B B | BF BB |Goumio b8 1 < K8 s EEEE

B K| (BN (B E R| (ST (BB x| - HEALE

M % % M % % %

(HAE) 20184 4 B12H 3,834 — 16,253 — 31.67 - — 98.1

ZE91H 48X 3,807 & 0.7 16,219 AN0.2 3143 »~ 0.8 - 98.6
(HAR) 20184 5 B14H 3,731 nN 2.7 16,266 0.1 30.36 A4 — 99.4

(HiE) 20184 5 A14H 3,686 — 16,266 - 30.36 - — 99.4

ZE92HA 5 B=X 3,505 AN 49 16,216 A0.3 29.17 A 3.9 — 99.1
(HiR) 2018%F 6 B12H 3,642 A 1.2 16,331 0.4 29.73 A 20 — 99.1

(HiE) 2018%F 6 B12H 3,597 — 16,331 — 29.73 - — 99.1

ZE93HA 6 B=X 3,442 N 4.3 16,270 0.4 28.61 A 3.8 — 99.4
(HAR) 2018%F 7 B12H 3,485 ANNCH 16,334 0.0 28.93 N 2T — 98.7

(HiEw) 2018%F 7 B12H 3,440 - 16,334 - 28.93 - — 98.7

ZE94HA 7 B=X 3,564 3.6 16,450 0.7 29.75 2.8 — 99.2
(HAR) 20184 8 A13H 3,470 0.9 16,514 1.1 28.61 VAN | — 99.2

(HiE) 20184 8 A13H 3,425 — 16,514 — 28.61 - — 99.2

ZEO5HA 8 B=X 3,188 & 69 16,591 0.5 26.74| A 6.5 — 98.6
(HAR) 2018%F 9 BA12H 3,198 | A& 6.6 16,590 0.5 2686 | A 6.1 — 99.4

(HiE) 2018%F 9 B12H 3,168 — 16,590 - 26.86 - — 99.4

2965 9 B=X 3,389 7.0 16,671 0.5 28.28 5.3 - 98.9
(H8x) 2018%F10812H 3,526 11.3 16,503 A0.5 29.67 10.5 — 98.5

() BRBEMBARDESRAS. BEXIFHEL,
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A OKREEEFHET 7V F BESERE) JS5IIL - L7V 0-R (BADER)

BERIEICONT (2018.4.13~2018.10.12)

BRE/NA - 1 —)b FESFTR
KENA - A=)V MMESFTORIE, FIRINAZTFRE UCEFRER LRI X UL,

KENA - A4 —)UMMESTRIE. SEREHAEN S52018F 6 BICH (T T, KEDZHN EFPKEDE
SEEEE. IEAHRBEETR(IC. AAaRICRIFDEREBRD X UL, TDERIRBICHITITIE. 175H#
IRREFER CHAKEDBEEBONEREZERE U CTHAMBZROICERMSENRRICHR LI
EREICKY, BFICHBLEUIZ, UNUI0BICAD L. KEKIMEBHN HELICZ EZRITT.
NEEFHCIEHBRZTLAFE U, BH. SIEMHAPDARE/ 1 - =)L MESOFRGEREE. BA
RERODEZ(FREBERIFTURD. NA - 4 —)U NMESOHRRITIIMEATH >l END. BEF
BHBDEFI KU,

NEERS
2259 - UZIVERHTTRELE U,

LEREAEN' O, KEOH LFZZ I HFEE, SOESRHOBEBE (CINX. 75 Y ILERBIEDA
BARICK ST, TSI - UPIVIEHHATTERERF CHE LE Uiz, 2018F 9 ALIEIF. #HBEIC
W DERIDPPRBRLICCENS, UPIVEFNHTP Y ERF U, SERBARZDA X U,

WERERImR

TSIITClE. PRIITIFBEREHZ6.50% THRABE X Uz,

—7. FRB CKREEHERHEESR) FBERENOFEERL VI%Z, 2018F6 BHKIU9A
(C0.25% 71> g DFIE LF, 2.00~2.25% & L Uiz,

BIEREARICH TS [SkDERSE |

| EPh
FEUT. GIM-USNA - 4—=)JUR (BRLIZR) "DREESZSAICHEDZEICLDT.
KRIVBT/NA - 41 =)LREENSDINGEDEN. TSI - UZILDESBE LN EPEEES|(CL
5FUE7 L (FFZEBEZDDINE) DESEHILET,

BGIM-USNA +A4—=ILKR (BRLISR)
FEUTKRIVETD/NA - A —IURERITIREL. KRIVETDEEICHUTKRILFEY /TS5
U - UZIVEVWDEBEE|Z{TIED CET. EEMEDBETHR ELTTE UINEDERZH I ULE T,
NA - A=) REEOHEFANICEUTIE. RELT v TIOIRICED < ERIEiNERZER UIER%Z
HEET B HEHTI,

WIAD «IR2— - IYP=T7UR

BEOREMICKEEL. LENRERZTRVET,
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TAOKREEEFHET 7V F (BESERE) JS5IIL - L7V 0-R (BASDER)

IR—BMT7FUFICDONT (2018.4.13~2018.10.12)

|
LI7URE GIM-USNA - A4—JUR (BRLIZR) &9470 - vx— - IP—T7UR(C
BETDI7VYR - FT - TV XTHY ., BERPEZECTGIM-USNA - A—JLR (BRLZ
TR) "DREBSESMITHIFUE UL,

BGIM-USNA +«A4—=JLR (BRLISRA)
FEUTKRIVETDNA - 4 —)UREESEPDITIHEL. KRIVETOEEISHUTKRILFEY
TSI - UZIVEBVDRBEG|ZITRD I ET. EAMEDBEREBRBREERTE UCINRDERZSH S
LEUR. NA - A4—IU RESOHEFANICERUTIE, SIERE. RNLAT v IOWRICE D @RIET
BIRZSEHRUCERZITRVE U,

WI9AD - I— - IY—=TF7UR

BEDZEMICEEEL. BHOEGE. REARSIBLUI—I - O—VF(ICKZDERZTHRVE U,

RNIFI—=TEDERICDNT

BT 7V ROEAOFHO X FBEREELBRINYFV—I &R IFTTHIFE .
MUTDTSTEHT 7Y ROBEMBAESEEBHEDEERONL T,

(%)

15.0
10.0 B o=emE
5.0 [ [TICE BofAML US High Yield
Constrained Index (K RJLR—2)

S L [ I R J—. | B SUL - LPLEBL—~ (i)

-5.0
-10.0

F91H 55928 59385 59457 59585 968
(2018412 (2018.5.14  (2018.6.12  (2018.7.12  (2018.8.13  (2018.9.12
~2018.5.14) ~2018.6.12) ~2018.7.12) ~2018.8.13) ~2018.9.12) ~2018.10.12)
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A OKREEEFHET 7V F BESERE) JS5IIL - L7V 0-R (BADER)

SEEICONT

SFREID 1 HFOzY e (BOAd) (FFE [HERREOAR (1 5028Y) | O B85k

Ady) | WETSRIES 0,
WD BCEORERRIT TEC [NmnEcEDstEERE (1 508Y) | ZISRIESL,
BH. BRBICOEXULTE, ERAHICEITERSECLIEEXT,
BHEREOAR (1505Y)
5915 55928 55938 5945 55958 5965
18 = 201854A138 | 2018658158 | 2018%6A138 _ | 2018578138 | 201888146 _ | 2018598135
~2018%5A148 | ~201856A128 | ~2018% 78128 | ~20184:8A138 | ~2018%9A128 | ~2018%108128
SESEE (HAd) (M) 45 45 45 45 30 30
MEEMELE (%) 121 1.24 1.29 1.30 0.94 0.85
SRRz &) 32 27 28 26 25 29
SHORGES (D) 12 17 16 18 4 0
BRSNS &) 148 130 114 95 91 90

Cx1)

(£2) ARBEFBTTSY . BHPONGE SHONGBUANDESIHISIANES BAH) ([CEBULBVEENH) FT.
(E3) SHHESONELMEBALEEUHIEE FhAd) OHFREEME (DEEDAY) (CHTBLET. 77V FORNBREFRBI KT,

BRmYEE0HEEE (1 5035Y)

[BHDE] (& [REEREOESFING] BLU [REEFBROEMIASFTESFER] NONECALYUICRETT. &
] BKRU [DEERBEILE] NSHEICHSUICEEETT.

[BHDUELSN] (& [N

15 B 915 928 935 945 958 965
(a) BREEREORIF N v 32.63H | v 27.63H| v 28.56H | v 26748 | v 25428 | v 29.01H
(b) REZREOEMIESTES AR 0.00 0.00 0.00 0.00 0.00 0.00
(c) NSRS v 160.38 v 148.02 v 130.66 v 11423 v 95.97 v 91.40
(d) DECEERIE 0.00 0.00 0.00 0.00 0.00 0.00
(e) BHANENKEE(a+b+c+d) 193.02 175.66 159.23 140.97 121.40 120.42
(1) e 45.00 45.00 45.00 45.00 30.00 30.00
(g) BN ICIREE(e — 1) 148.02 130.66 114.23 95.97 91.40 90.42

(0F) vZEMUZBEEN SHEEZSF ELTVETD,
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U - UZIVEVWDEBEE|Z{TIRD CET. EEHEDBERHR ELE UINEDERZHILE T,
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MEMEEEEDZE2MICEB L. RENRBERZTIVETD,
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1 /03 OFERAOR

918 ~5596HA
16 =] (2018.4.13~2018.10.12) biz| g 1) 185 =
¢ @ |1t =
_ SRR SR = 22 AP D LA E 5 22T SR
= W wD LI 2R 0565 YRR D T BRI 3,507 T T
o e = & | 0217 ﬁggggim;g g@ﬁﬁﬂtéﬁﬁ\ ST OEMIEE. REHEDHE. &
. Al EARSEEEEEEDRN. ENTOSET » > ROEE. WAL
mmaw| (2 | 0352 |pTered TR
@ % 85 ) | 0015) | BT s. BRMEOER. BEAL 5 OEROETONE
REREEE| | EmmT - S oREEET B, PO SRS
FERTINNG. BIAS0REOR. FEMNACTLS TR
R | A b= SR RS EG B P OT S
BIEEAREIR . AIEESONS OBERET HHE|CHT 55
ZotE A 0 | 0003 | ZDEm=S{Emmenz OmER, SIEmRP O TS ELS
&= & @ ) | (0.003) |EBEEME. BEEASICTIS D7 Y ROBEICHSEM
=1 g 21 0.588
CE£1) itﬁ?j?g;?ffﬁ CHBHROD D DBDIFEEHRESD) TN, BUICL > TRRIEONIZEN G D/cH. BEEOHMEOEEEICIVE

(F2) SEBIBEECEICAXRBEOBAALTHIFT,

(£3) SHEEF1AOZYDZNZNOEREEZ SERBDPOHIEEMETRLUTI00ZFRUIBD T, IEREIMREZNERAALTHY
FI,

(E4) HHFANTVRIIY Y =T 7Y RN'$H 2186, TEREFHE. BMIEEE RS LU Z0MERIF. BRI Y—T7 Y RIL> eS80 S
B, DT7YRICHIETDEDESHET, HHPANTVDIRERTIS (KP—T7 Y RZER, ) H'H256. SBEBEDER. X
BEETHAEN TS EBRAESHET . B, SHRBETISOEIDSIERRFRICHTD [1 70X OBEADEM] HEETE
2HDICOVNTIEF AL T 7Y ROWE| (CRRIDTEELTHIED,
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TAOKREEEFHET 7V F (BESERE) JS5IIL - L7V 0-R (BASDER)

WEES LU IDIRR
IRE(SFER A
(20182 4 81381'52018108128F T)
R B £ 91 8 ~ % 9%
8 i 7 it
O #[z @O %[z @&

0O TH 0O A
NE RER) 20,712.8137 | 908,486 98,899.78581 14,300,000
(1) B ABREGFEN STIDNHERICLIBRENZSHET,
(¥2) SWMFTELNRS,

(£3) SBEOBMRBEIET,

WS
KREEESZRMESF
(20185 481381 520186108128%T)
3 91 0 — = % 7
5 i 7 I
% w0 W= @ voam| W |0 ®| = @] VoM
O 9 = 0O 4 =
GIM TRUST-US HIGH YIELD BOND GIM TRUST-US HIGH YIELD BOND
FUND-BRL CLASS (7 A< VeEE)  [»14277522| 150.000 47 | FUND-BRL CLASS (7 A< 5E)  |[089978%1 | 4.300.000 43
GE1) TEEEFZEULE,
(32) SEOBEFBIHET,
BFEERA & DS KRS WIS EEEAEDEBRL
201841081288
LEREAPICH T ZFZRERAEDEE|FH Y FE = o = 96 B *
hoo 8 ¥ b & %
4 %
. e 12,377,329 97.4
WA R ERlR F R P e 158 0.0
Mmrv ReAT - T7IXDEANTHERERT 7 O—)L - O—>%. Z0i 332,528 26
QUL REETHERE 12710016 100.0
R = 96 8 & D) FHEOEMFBIRT,
27 Y B A T eyl n el %
S ES SIS mETSS FO FH %
TARVEE)
GIM TRUST-US HIGH YIELD
I RS T FIGH YIELD ey ga64048 (12377329 985

GE1) HRIRIE, WEERERICYT S5HMEADLEER,
(x2) FHBHERDBALRESTIET.

(2) HIRE(SEER
- | BO0MK| % 9% B X
@ B . T
0O ®m|Oo == ma
FO FO FF
AT - IR— - IYP—TFUR 155 155 158

() BARBIEIET,

31



A OKREEEFHET 7V F BESERE) JS5IIL - L7V 0-R (BADER)
BEE. 8. A8 LUREHEDRS
(20185 58140). (2018F 6H128). (2018F7H12H). (2018F8H13H). (2018F9812H). (2018F108128)IRE
18 =] £ 91 B X F 92 B X $ 93 B X £ 94 B X £ 95 B K £ 9% B X
(A) BE 16,562,797,977M | 15,163,790,194M | 14,170,207,151H | 13,282,646,149 | 12,061,647,1201 | 12,710,016,366H
J-)b-0-VE 652,998,742 358,938,258 417,583,741 333,030,362 262,841,401 332,528,805
REEFRMS(EMHE) | 15,909,641,030 14,804,693,746 13,752,465,236 12,949,457,628 11,798,647,560 12,377,329,418
%27%;@%@@) 158,205 158,190 158,174 158,159 158,159 158,143
(B) &f& 555,584,661 231,575,590 234,584,533 228,205,197 192,934,373 138,733,614
ES/NIEE Pl r 195,422,507 186,794,298 182,287,636 171,542,629 112,404,857 107,874,485
RILEEE 342,629,179 30,595,035 38,232,259 42,077,984 68,110,452 18,485,015
ES/NEEE 17,409,476 13,962,794 13,743,710 14,167,114 11,923,932 11,796,877
ZDRILER 123,499 223,463 320928 417470 495,132 577237
(C) B E(A-B) | 16,007,213,316 14,932,214,604 13,935,622,618 13,054,440,952 11,868,712,747 12,571,282,752
TR 43,427,223,940 41,509,844,005 40,508,363,744 38,120,584,401 37.468,285,936 35,958,161,719
RERRgEIET S |£27.420,010,624  |226577,629401 226572741126  |225,066,143,449  [~25599,573,189  |A23,386,878,967
(D) ZEEO% 43,427,223,94000 | 41,509,844,00500 | 40,508,363,74400 | 38,120,584,40100 | 37.468,285,936[0 | 35,958,161,71901
1 HOSYEEfE(C/D) 3,686M 3,597H 3,440 3,425 3,168H 3,496H

*%905,@%(L33|7é75$%§!345130 325,503M. éﬂ‘EEJZﬁﬂFﬁ (5E91HI~5E96H)) RICHITBENMH

* EIOHPRDETE O

* %96@%@?@§E¥“§ED\K$&E%T@C;’Ca') PN %@#&@323 386,878,967 T,

TETTAERIF743,800,504M. EIEHITTALRIF9,915,964,288MTY

WiERORR £918 E20184F48130 ZE2018458140 5948 2018478130 E20184 8 5138
SooE B0184E5H15H 20184 8H120  BO5H B2018E8E130 20184 0 H126
£03# B2018468138 ®2018%78128  %96# B2018%95138 20184108128

8 E % o1 1 | % 92 # | % 93 M | % 94 H | % 95 # | % 96
(A) BRSBIRE 159,260,872F 128,785,142/ 129,559,972/ 114,969,959F 107,281,927M 105,307,523/
SHENS 159,277,099 128,797,832 129,571,224 114,985,395 107,291,466 105319314
SEFIR 105 161 33 120 18 72
SR N 16332 |~ 12851 |~ 11285 | 1555 |~ 9557 | & 11,863

(B) BEESAEELS |~ 590797243 |~ 296089165 |~ 569,494,955 10994566 |~  945,025974 1,195,266,297
FER 15,678,449 18,301,986 13,876,581 28675976 14,454,862 1220417568
F*EB A 606475692 |A 314391151 |~ 583371536 |A 17681410 |2 959480836 |4 25151271
(C) (S5T85BS A 17532441 |~ 14064322 |~ 13844073 |~ 14260592 |~ 12006981 |~ 11879528
(D) 4ERS(A+B+C) | A 449068812 |~ 181368345 |~ 453,779,056 111694933 |~ 849,751,028 1,288,694,292
(E) IBBGREIEESS | 213652858246 | ~13581,132084 |A13500239,470 |~13,209570594 |~12922,356,762 | ~13,284,773,299
(F) ENESERIBRS | £13,122661059 | 212628334674 |212436434964 | 11796725159 | ~11,715060,542 | ~11,282,925475
E4ZESEE | 696523790) | 614453754) | 529305423) | 435462213) |( 359606665 |( 328676989)
(EEHBEIEMED) |(213810,184849) [(413,242788428) |(A12.965740.387) |(£12232187372) |(412074667.207) |(A11,611,602,464)
(G) BEHD+E+F) | 227,224,588,117 | £26390,835,103 |£26390,453,490 |24,894,600,820 |~25487,168332 | £23,279,004,482
(H) #8588 A 195422507 |~ 186794298 |~ 182,287,636 |~ 171542629 |~ 112404857 |~ 107,874,485
RESHERS(G+H) | £27,420010,624 | 226577620401 | 226572741126 | 225,066,143449 | £25599,573,189 | £23,386,878,967
EINEST RS | £13,176355,137 | A12700408,157 | A12503006705 | A11.866321691 | 411732190460 | A11,286,454,686
EMEAEAEE | 642829712) | 542380271) | 462733682) | 365865681) |( 342476747) |( 325147.778)
(GEEBEEIEMER) |(A13810.184849) [(A13,242788428) |(A12.965.740.387) |(A12232.187372) |(A12074667.207) |(A11,611,602.464)
BEne A14243655487 | A13877.021.044 | 214069734421 | 213199821758 | £13867.382.729 | £12,100.424,281

(1) SEEHMECIIETEMMICH T DRERFEST SO TRILTHEIFT,

(x2) EnEstEREE L.

BIE

(33) REHEeOHBERIE33N—D0 G RE0HEEE (58 | DEECSBRLE,

TETAREDEREZVV, TAZ FODHEFERE LT, L0255 @E U TRESNE Y,
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TAOKREEEFHET 7V F (BESERE) JS5IIL - L7V 0-R (BASDER)
B SECEDEEBEIE (F&R)

I8 B £ 91 #H £ 92 £ 93 H £ 94 £ 95 H £ 9%
(a) REVEREDOESENG | 141,728429M | 114,720,815 | 115,715,895 | 101,946,097F 95,274,939H 104,345,274
(b) REEREDEMETESER 0 0 0 0 0 0
(c) NEsFHEEE 696,523,790 614,453,754 529,305,423 435,462,213 359,606,665 328,676,989
(d) DECHEMREIISE 0 0 0 0 0 0
(e) ZHpkug&E(a+b+c+d) | 838252219 729,174,569 645,021,318 537,408,310 454,881,604 433,022,263
(1) s 195,422,507 186,794,298 182,287,636 171,542,629 112,404,857 107,874,485
(g) BHRHNECUGE(e— 1) | 642,829.712 542,380,271 462,733,682 365,865,681 342,476,747 325,147,778
(h) SEERDHR 43,427,223,9400 |41,509,844,00507 |40,508,363,7441 (38,120,584,401 |37,468,285,9360 |35,958,161,7190

IN it p2) fic &= D s 0 5 L)
£ 91 HiE 92 HA|%E 93 HA|E 94 HiFE 95 HA|E 96 HA
1 HhO0ZYVHES 45H 45H 45H 45H 30H 30H

O <HNEEBREI—A>ZIFAOADHSIETNEEF. REBREOEEMEACE IV TEFNICBREVCLE U,

SEEDFH EDEIRWNICDONT

CDEEICE. BRRVLERS [BENERE] & EFERRVCRS [TALRE BRIDESR) | HHUERT.

- DEEBHROEEMENMERITALBES CFERTAZ LOB155(CF. DEEDOLENEBIEEE BRI ET.

- DEE SR OBEMENERTAZ TOSHEICIE. TOSMODEN TALRE WRINEkE) « &Y OENZBEDEET
6—0

- TTAILRE (BRINEEE) HREUCHEGE. PESHERICHITZELOZHEOERITAD SLFTALRE FRIHE
&) EEERRUCERD'. ZOHROELDZHEDERITAER) KT,

- EBHBEZICDOVNTIE. 20.315% (FTEHi15%, EEARIFTERI0.315% B K UMAEL5 %) DFHE(C K2 RRBUNATTED
N, PETZHENMERAINE T, BH. BERSEZTRV. PEDEERFICIHEEHEZERIT D LD TIFT,
ENDZRHEDBS, HEISEBRUET,

- BUADESNZIBEFICIE. LEOABNHEEICRD I ENHUFET. <HULE, BRFERILICBBLEhE LZEL,

- BB OBV DFMBIC DT E LU TR, HBEPIREICTHERIND LZHBBHLET,

LT 7Y REDERERFHHE N1 SA (Z—Y) | SRURHRESMEREFFRREE [J22FN | SA| OBEANR
TY, FERBGEICH T DERWVIC OV TIFERFEREICHBVEHE L IEE L,

[ “ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”

J
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TAOKESEAHMEBET 7 VK (BEERE) BFM - - (BASER)

| BAM-1-2 (EAHER) |

308 DERRIR

BEEMBADEEREDEEAN

ICE BofAML US High Yield Constrained Index (K RJLAR—2) [&. ICE BofAML US High Yield Constrained Index (K RJLAR—X) D
RF—97Zb&Ic. BT 7Y RFREHZ10,000& UTRIRERTENFELIZDHDTT,

BADEHE. BEMEBEANORMEZEL T, RitfIZEHDMEZRALTVET,

BHIBIE. BHREHEMICKVBERICHS> TEIESNZHBENHUET, LELOEBREERATAVRDT—IZEFERLTEIET,
RHEEALEE, Y =T 7Y FOBEALEZEL T 7 Y RR—XTRE LB DZESHET .

REEEA LR FFFHRTOENLES GRTESS SROESTYERERT,

% £ B @ | Vel Contaned ﬁf o 5
P 1 ield Constrained Index | , = | IREIEF
® B W ELR - B B eads B R E
’ DhET | BEE| T B H%ﬁi
M M % % % % 8/5H
678K (20165 5 12H) 8,628 50 2.1 13,780 2.9 0.4 98.6 3,686
68HiK (20165 6 H13H) 8,715 50 1.6 14,064 2.1 0.2 98.8 3,595
695K (20165 7 H12H) 8,851 50 2.1 14,382 2.3 0.4 98.6 3,569
7083 (20165 8 512H) 8,924 50 1.4 14,624 1.7 0.3 98.9 3,612
7THIERQ0165F 9 A12H) 8,924 50 0.6 14,762 0.9 0.0 98.7 3,651
728K (20165108 12H) 8,958 50 0.9 14,934 1.2 0.1 98.8 3,755
7388x%(20165E11H14H) 8,743 50| A1.8 14,778 21.0 0.1 98.3 4,007
74K (Q20165FE12812H) 8,843 50 1.7 15,051 1.8 0.0 94.9 4,551
75HAR (2017 1 B12H) 8,910 50 1.3 15,297 1.6 0.1 99.2 4,724
76HEXR (20174 2 BH13H) 8,900 50 0.4 15,427 0.9 0.3 99.2 4,443
778K (2017& 3 B13H) 8,833 50| A0.2 15,404 | ~0.2 0.0 98.8 4,304
788K (20175 4 B12H) 8,837 50 0.6 15,603 1.3 0.3 98.9 4,568
79HIER (2017 5 A12H) 8,830 50 0.5 15,747 0.9 0.1 98.8 4,606
80HEXR (20175 6 H12H) 8,865 50 1.0 15,885 0.9 0.0 99.0 4,677
81HIR(2017& 7 B12H) 8,805 50| 4&0.1 15,853 | 20.2 — 98.5 4,303
82Hi R (20175 8 H14H) 8,756 50 0.0 15,945 0.6 0.0 99.3 4,301
838 (2017 9 A12H) 8,769 50 0.7 16,103 1.0 — 99.1 4,470
84H8XK (20174 10812H) 8,783 50 0.7 16,244 0.9 — 98.6 4,480
85HIR(2017&E11813H) 8,639 50| A1.1 16,137 | £0.7 — 98.8 4,081
86HIER(2017F12812H) 8,668 50 0.9 16,244 0.7 - 99.3 4,127
87HiR(2018%F 1 A12H) 8,665 50 0.5 16,390 0.9 — 98.7 4,053
88HEX (20184 2 H13H) 8,398 50| A25 16,123 A1.6 — 99.2 3,880
89HiZ X (2018% 3 H§12H) 8,428 50 1.0 16,200 0.5 — 99.0 3,629
90HIR (20185 4 512H) 8,388 50 0.1 16,253 0.3 — 98.8 3,391
9THIR(2018F 5 A14H) 8,320 50| A0.2 16,266 0.1 — 99.0 3,291
92HBK (20185 6 H12H) 8,319 50 0.6 16,331 0.4 — 99.0 3,296
O388%(2018% 7 B12H) 8,237 50| 2404 16,334 0.0 — 98.7 3,223
9451 (20185 8 513H) 8,248 50 0.7 16,514 1.1 - 99.1 3,211
95HIR (2018 9 H12H) 8,230 30 0.1 16,590 0.5 — 99.3 3,138
96Hﬁ§<(201 8E10812H) 8,130 30| 2£0.9 16,503 | 20.5 — 99.3 3,052
A1)
)

anew
w1
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BEEMEREDERICONT
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F90HIR FITHIR F92HK F93HR F94HR F95HIR F96HR
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— B¥EMER () NEEEEREREME () MEERER (B8

* HEEEHBIREEEMEE. Dt FHAd) ZHEHICEBRELCDDEFBUCHELILDDT. 77 Y MERADERENI/N T+ —< Y AZRY
BDTY,

* PESEB/IRET N ESHNICOVTIF. BBESFATHHDOI-RICKIIRBIFT DESZEBINICHIRET D I-ADRBNIT 7 RbiHh
FI) o Flow T7Y ROBAMEBECKIFREHFDRBVE T, LD T BESTOEHDKRTZRI DD TIESB I FEA.

WE SR - R
F91815 : 8,388M
SRO6HAK : 8,130 (BHLFcE260M)
B & X:00% (DEEBREN—X)

BEEMBEOE LT ER
GIM rSRAM-USNA - A—=)UR-RYR-TPYR JPYISX AT [GIM-US/N
A A—ILR (JPYZTSR) | ELWVET, ) NDEREZBU T, KRILEBTD/NA - A —)LRESS
(CREU. KRIVETOEECH UTKRNILEY /BAHBELWDREN Y IZ{TEOICER. FIRIRA
FTSRABFSERIFURD, BHMBDOTEBLREANY YIX YA FIBERERY . BEMEEE
BV FE Uz, <bULLIF MREREICOVT] ZISRIES L,
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TAOKESEAHMEBET 7 VK (BEERE) BFM - - (BASER)

& =] = 2 #* fi & lC%Est?a(i)rf\?dNI\rEd&S(ikH I‘\g)lt]/\!;l)d %E\ J\*itls % % ?é;% %E %E

B oE 2| =% (B =2 o=|" T A

M % % % %

(A=) 20184 4 B12H 8,388 — 16,253 - — 98.8

2915 4 =X 8,353 204 16,219 A0.2 - 99.0
(BAZ)2018%F 5 H14H 8,370 A0.2 16,266 0.1 - 99.0
(BAE)20184%F 5 H14H 8,320 - 16,266 - - 99.0

ZEO02HA 5 BX 8,279 A0.5 16,216 A0.3 - 99.3
(BAZ)2018%F 6 H12H 8,369 0.6 16,331 0.4 - 99.0
(BAE)2018%F 6 H12H 8,319 - 16,331 - - 99.0

ZEO03HA 6 BX 8,254 A0.8 16,270 A0.4 - 98.9
(BAZ)2018%F 7 B12H 8,287 A0.4 16,334 0.0 - 98.7
(BAE)2018%F 7 B12H 8,237 — 16,334 - - 98.7

ZEO4HR 7 B=X 8,273 0.4 16,450 0.7 - 99.3
(BAZ)20184F 8 H13H 8,298 0.7 16,514 1.1 - 99.1
(BAE)20184%F 8 H13H 8,248 — 16,514 - — 99.1

ZEO5HA 8 BX 8,272 0.3 16,591 0.5 - 98.4
(BAZ)2018%F 9 H12H 8,260 0.1 16,590 0.5 - 99.3
(BAE)2018%F 9 H12H 8,230 - 16,590 - - 99.3

259650 9 A% 8,256 0.3 16,671 0.5 - 99.2
(BA=)2018FE10812H 8,160 A0.9 16,503 A0.5 — 99.3

() BRBEMBARDESRAS. BEXIFHEL,
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BERIEICONT (2018.4.13~2018.10.12)

BRE/NA - 1 —)b FESFTR
KENA - A=)V MMESFTORIE, FIRINAZTRE UCEFRMER LRI X UL,

KENA - A4 —)UMESTRIE. SERHAEN S52018F 6 BICH (I T, KEDEH EFPRKEDE
SEEGB. IHERBESZRI T, AARICRITDEAEFIE UL, TDRIBICHITITIF. FH
IRFREFERCHMABOBEEBBONEREZERE UCHAMBZROICERMBNERRICHRE LIS
EREICKY, BRICHB LI UL, UNUI0RICAS L. KEKETEN HELLZ EZRIT T,
TEREFCSFMBRZLAFE U, BH. SEMHAPDORE/ A - =)L MESOFGEREREIE. BA
SEBRDEZ(FARBBERI T U, N1 - =)L MESOFRETIFEBACTH >fcTEDD. BRYF
BFHDEFIFT U,

NERERImR
HATE. BIRM2016F(ICEBA UL [RESFRENESEN - BNEREN] ZHSL. RREF)
(FEAITHBE LT LT,

—7. FRB CREEBEBHEESR) FEEREFOFEERL VI 7%Z, 2018F6 BHKLUIA

(C0.25% 7 > I DFIELF, 2.00~2.25% & L& Uiz,

BIERERRICEH TS [SEDERSE ]

BET77VR

FELT. GIM-USNA - A4=)UR (JPYZTTR) "DOREESZSMUITHEDZEICKIDT.

KRIVEBTNA - 41 =)L RESH O DIERDEFZHIULET,
BGIM-USNAS - A4=)LK (JPYTSR)

FEUTKRIVEBTD/NA - 4 —)URESFITKREL. KRIVETDEEICH U TKRILFEY /BAM
BLDBEBNY IZTRDTET., ERAMEDBERGIHNEELTE UCBEOEBRZDSUET, /\1 -
A =)L RESDHEFANCELUTIEF. RELT Y PoCE D BRIEMERZER U BRI
DHEHTY,

WI9AD - I%— - IY—=T7UR
BEDZEMICEEL. TENRBERZTRVET,
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IR—BMT7FUFICDONT (2018.4.13~2018.10.12)

|
LI7URE GIM-USNA - A4—IUR (JPYTSR) &E94D - vx— - IP—T 7 R(C
BETDI7VYR - FT - TV XTHY ., BERPAZECTGIM-USNA - A—JLR (JPYZD
TR) "DREBSESMITHIFUE UL,

BGIM-USNA +A4—=)LR (JPYTSRA)
FEUTKRIVETDNA - 4 —)UREESEPDITIHEL. KRIVETOEEISHUTKRILFEY
HAMEVLDBEBNY IZETRDIIET. EHEMEDBREBIHNEELTTE UINBEOERZD S UE Ul
NA A=) REEDBEHANICELTIFE. 5IEHEE. RELT v IPoCE D BERIEEIMERZER
UIeBRZITRRWVWE Ui,

WI9AD - I— - IY—=TF7UR

BEDZEMICEEEL. BHOEGE. REARSIBLUI—I - O—VF(ICKZDERZTHRVE U,

RNIFI—=TEDERICDNT

BT 7V ROEAOFHO X FBEREELBRINYFV—I &R IFTTHIFE .
MUTDTSTEHT 7Y ROBEMBAESEEBHEDEERONL T,

(%)

1.5
1.0 ]
0.5 — ] I E#E(fEE
’ | | = ICE BofAML US High Yield
0.0 F—— ‘ |_| ‘ ‘ ‘ ! Constrained Index (¥ RJLR—2X)
e J_l
-1.0

F91H 55928 559385 59487 59585 59658
(2018412 (2018.5.14  (2018.6.12  (2018.7.12  (2018.8.13  (2018.9.12
~2018.5.14) ~2018.6.12) ~2018.7.12) ~2018.8.13) ~2018.9.12) ~2018.10.12)
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SEEICONT

SFREID 1 HFOzY e (BOAd) (FFE [HERREOAR (1 5028Y) | O B85k
Ady) | WETSRIES 0,

WD BCEORERRIT TEC [NmnEcEDstEERE (1 508Y) | ZISRIESL,

BH. BRBICDOEFULCF. ERAHICEDIEERASECVLEETT,

BHEREOAR (1505Y)

918 £5928 5938 5945 5958 55964
B = 2018 4H13H |201845815H | 201868138 | 2018%7813H | 2018F8K14H | 201898134
~2018%5R14H | ~2018%6H128 | ~2018478128 | ~2018488138 | ~2018% 98128 | ~2018F10812H

SfgEE Had) (M) 50 50 50 50 30 30
NEAEMERLEE (%) 0.60 0.60 0.60 0.60 0.36 0.37
SHADIN A (m) 21 24 20 24 18 20
SHIDIN RS () 28 25 29 25 11 9
BRI ECNRER (M) 543 518 489 463 452 443

Cx1)

] BKRU [DEERBEILE] NSHEICHSUICEEETT.
(£2) ARBEFBTTSY . BHPONGE SHONGBUANDESIHISIANES BAH) ([CEBULBVEENH) FT.
(E3) SHHESONELMEBALEEUHIEE FhAd) OHFREEME (DEEDAY) (CHTBLET. 77V FORNBREFRBI KT,

BRmYEE0HEEE (1 5035Y)

[BHOE] (& [REEREOREIFNG] LU [REEFEOEMIISFTESER] NONEICALYUICEETT . R,

[BHDUELSN] (& [N

15 B 915 928 935 945 958 965
(a) BREEREORIF N v 21968 | v 24.76H | v 20.58H | v 2429 | v 18.85A | v 20.79H4
(b) REZREOEMIESTES AR 0.00 0.00 0.00 0.00 0.00 0.00
(c) NSRS v 57184 v 543.81 v/ 51873 v 489.38 v 463.72 v 45257
(d) DECEERIE 0.00 0.00 0.00 0.00 0.00 0.00
(e) BHANENKEE(a+b+c+d) 593.81 568.57 539.31 513.67 482.57 473.36
(1) e 50.00 50.00 50.00 50.00 30.00 30.00
(g) BN SRE(e — 1) 543.81 518.57 489.31 463.67 452.57 443.36

(0F) vZEMUZBEEN SHEEZSF ELTVETD,

39



TAOKESEAHMEBET 7 VK (BEERE) BFM - - (BASER)

Sl SEDERAER

BET7 VR
FEULT. GIM-USNA - A4=)UR (JPYZTTR) "DREESZSMUIHEDZEICKIDT.
KRIVEBTNA - A=) RESHODIERDEFZHIULET,
BGIM-USNAS - A4=)LK (JPYTISR)
FEUTKRIVEBTDNA - 4 —)URESFITKREL. KRIVETDEEICH U TKRILFEY /BAM
BLDBEBNY IZTRDCET., EAMEDBERGIHNEELE UCBEOEBRZDHSUET, /\1 -
A =)L RESDHEFANCELUTIEF. RELT v PoCE D BRIEIMERZER U ERZ i
DHEHTY,
WI9AD - I%— - IYPF—=T7UR
TEMEEBEDOZLUCERB L. RENRERZTHIEVET,
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1 /03 OFERAOR

918 ~5596HA
16 =] (2018.4.13~2018.10.12) biz| g 1) 185 =
e @ | & =
_ S EE SR = 2 P E R (D T B < (SN
=L L) cRR)) BEERRs YRR O TR 8, 294 T .
wEam| a8 | 026 ﬁgéiﬁé}imégg g@ﬁﬁﬁtéﬁﬁ\ ST OEMIEE. REHEDHE. &
A Al EARS EEEEEEDRN. ENTOSET » > ROEE. WAL
mmaw| 9 | (0352 |pTered TR
@ xR | (1) | 0016 | BEREE. EEHEOSE. BEALNSOEEOESONE
REREEE| | eEEETAN - SO RREE TR, SO TS
FEETTRRS. SIESEOTEOR. REE AT S TR
R | A = SO RSBGPS
SIEEAEG B3, AMAES RS DBESe T HM3 T Hhie
zZ o ® M 0 | 0004 |ZOMEm=SEmmrOT BRSO TS RETN
EE®A| O | (0004) |BEEME. BEEEASCZIAGT Y ROBSEICRHEA
=1 s 49 0.588
CE£1) if{:ﬁ?j?g;?ffﬁ CHBHROD D DBDIFEEHRESD) TN, BUICL > TRRIEONIZEN G D/cH. BEEOHMEOEEEICIVE

(F2) SEBIBEECEICAXRBEOBAALTHIFT,

(£3) SHEEF1AOZYDZNZNOEREEZ SERBDPOHIEEMETRLUTI00ZFRUIBD T, IEREIMREZNERAALTHY
FI,

(E4) HHFANTVRIIY Y =T 7Y RN'$H 2186, TEREFHE. BMIEEE RS LU Z0MERIF. BRI Y—T7 Y RIL> eS80 S
B, DT7YRICHIETDEDESHET, HHPANTVDIRERTIS (KP—T7 Y RZER, ) H'H256. SBEBEDER. X
BEETHAEN TS EBRAESHET . B, SHRBETISOEIDSIERRFRICHTD [1 70X OBEADEM] HEETE
2HDICOVNTIEF AL T 7Y ROWE| (CRRIDTEELTHIED,
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TAOKESEAHMEBET 7 VK (BEERE) BFM - - (BASER)

WEES LU IDIRR
IRE(SFER A
(20182 4 81381'52018108128F T)

®_B %01 8 ~ % %
B B % B

O #lz ®mo #=e =

FO| @[ FO| 8

SNE GBER) 1,315.38033 | 117,147 |4,365.52713 | 390,000

(1) BNE. NAEREEFED SZHADNICDEERICLDBRENESHET,
(E2) SBEFEEURE,
(E3) BEDRARBIFIE T,

MBS
RE(SFEZmEss
(20186 4 5138152018%108128%T)
% o1 % ~ ES % 7
] ff S ff
# w0 Wz @voEwm| % w0 me @ voEm
F0O ¥ FO ¥ -
GIM TRUST-US HIGH YJELD BOND GIM TRUST-US HIGH YJELD BOND
FUND-JPY CLASS (71~ >s#g) 0111685 50000 FUND-JPY CLASS (7 (v sgg) [+36>52713] 390000 89
(1) SEHEFRELURE,
(22) SBOBIFBENET.
WFIERRA & DB KRS Wiz ESFEREDER
2018410812851
HERBARICH T BFIZRBAL OGS EE = o = 9% B *
hoo 8 ¥ b & %
¥ %
. RS 3032215 986
WA AERHR P EES T e L PL
Gl e - . 540 %F— XTI 7K 38 00
M 2r> ReFAD - T7VADEANCFHERET 7 O—)L - O—Y%, Z0ft 44,179 1.4
K D85 BAETHIERS 3076433 7000
® o6 B * G5) FBRORFBERC

P2 A

g 5% M 8| =
NEIREETE ML F0O TH %
TARVES)
oI TRUR T HGH YIELD 433750097 3,032,215 | 99.3
CE1) LEMG. MAEREINT 5 HRDLE.,
(22) FERDEARESDET,
(2) BUREISEEERR
- o |POOBK[ 3 9% W %
" [0 =mo ®m[+mea
FO O FF
IAD - XR—-XF—T7UR 38 38 38

() BARBIEIET,
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A OKEEEFHET 7V F (BEERE) BFM - - (BASER)

BEE. 8. A8 LUREHEDRS
(20184 58148). (20186 H128). (201847 8128). (2018F8H138). (20185 98128). (20181081285

] g % 01 M k | % 02 M Kk | O3 Mk | % 94 M k | %05 M Kk | 9% M %
(A) BE 3,342,187,490M | 3,337,959,051M | 3,247,743,573[ | 3,234,063,882/ | 3,155,031,161M | 3,076,433,612F
-l -O-Y%| 44835518 73.177.767 67,360,989 51,455,654 39,831,580 44,179,588
FRERENTSEED | 3257313241 | 3264742557 | 3180343861 | 3182569509 | 3,115160.862 | 3032215308
T i) 38,731 38727 38723 38719 38719 38716
FIIASE 40,000,000 - - - - -
(B) &af% 50,838,386 41,593,546 24,445,936 22,857,961 16,635,618 23,641,265
Fih 20,000,000 - - - - -
RS ES 19,780,496 19,813,298 19,566,121 19,466,011 11,440,564 11,264,860
FILEHIE 7,606,027 18,664,291 1677.899 - 2,024,127 9,245,544
SFISFEHRHN 3,427,628 3,070,006 3133712 3,301,091 3,059,840 2,998,936
ZOHRILEF 24,235 45,951 68,204 90,859 111,087 131,925
(C) MEEMRTE(A-B) | 3,291,349,104 | 3296365505 | 3,223,297,637 | 3,211,205921 | 3138395543 | 3,052,792,347
oA 3956099.296 | 3962659746 | 3913224328 | 3893202385 | 3813521661 | 3754953639
REBRHIEES A 664750192 |A 666294241 |A 689926691 |A 681996464 |~ 675126118 |A 702,161,292
(D) S#HEMO%H | 3,956,099,29601 | 3,962,659.74601 | 3,913,224,32801 | 3,893,202,38501 | 3,813,521,66101 | 3,754,953,63901
1 A4V EEE(C/D) 8,320/ 8,319 8,237/ 8,248/ 8,230 8,130

*EIOMKICHT HITAEAF4,043,299,949M., HERMAAR (I 1H~5E96H) hICHIT 28N

==

BXAE:

TUAEAIS 144,043,788, [BfFITTAERIF432,390,098M T,

* ZBICHIRMETE O W DFIEFELRIES8,130H T,
* EEIOHAR DIUEFEHSERN' TTAZEZ T E > T Y. ZTDELRIF702,161,292M T,

BiEEORR 918 B2018F 48138 E2018F5814H 29488 B2018F78138 ZE2018% 8 B13H

928 B2018F 55158 ZE2018F 65128 55958 B2018F8H14H ZE2018F 9 B12H

938 B2018F 65138 ZE2018F7812H 596§ BH2018F9R13H F2018F108128
18 S| £ 91 H £ 92 # £ 93 £ 94 H £ 95 H £ 9% H

(A) BEHFIND 12,143,316H 11,381,227H 11,210,206H 10,777,331H 10,270,894H 10,826,465MH
ZEECSE 12,147,270 11,383,121 11,212,316 10,779,751 10,273,198 10,828,556
RHAIR I 4 8 7 11 8
IR A 3965 | & 1,898 | A 2118 | & 2427 | & 2315 | & 2,099
(B) AffisEss5c=8as | ~ 15,858,817 11,049,513 | 2 20,313,913 16,362,398 | A 2,861,430 | A& 33,945,739
FoEm 539,532 11,085,849 439,079 16,424,062 103,866 254,232
it A016,398,349 | & 36,336 | & 20,752,992 | A& 61,664 | & 2965296 | A 34,199,971
(C) {SEEHREZH A 3,451,816 | A& 3,091,949 | A 3,156,500 |4~ 3,324,651 A 3,081,118 | & 3,019,865
(D) ZHEtE(A+B+C) | & 7,167,317 19,338,791 212,260,207 23,815,078 4,328,346 | ~ 26,139,139
(E) AifRiREEGE | £227,202,881 A240,333,142 | £225,765,293 | A243,719,118 | 2223,288,665 | £2222,463,647
(F) EnfSstEisas | £410,599,498 | 425,486,592 | 2432,335,070 | A442,626,413 | ~444,725,235 | ~442,293,646
(foB%%E4%n)  [( 226,228,099) |( 215,495991) |( 202,993.821) |( 190,525,730) |[( 176,841,662) |[( 169,940,249)
(FTEIRIIEEER) [(0636,827,597) |(4640,982,583) |(4635,328,891) |[(A633,152,143) [(£621,566,897) [(£612,233,895)
(G) &5t(D+E+F) | 2644,969,696 | ~646,480,943 | ~2670,360,570 | ~2662,530,453 | 663,685,554 | 690,896,432
(H) N7 i 019,780,496 | & 19,813,298 | A 19,566,121 A019,466,011 011,440,564 | & 11,264,860
TERHIERS(GHH) | £664,750,192 | £666,294,241 689,926,691 £681,996,464 | ~675,126,118 | 2702,161,292
BIlEstEETE | £2421,688,494 | 2435487518 | ~443,847,485 | ~2452,635312 | 2448,976,023 | A445,751,906
(fo8%M%a)  [( 215,139,103) |( 205,495,065) |( 191.481.,406) |( 180,516,831) |[( 172,590.874) |[( 166,481,989)
(FTEIBIIEEER) [(0636,827,597) |(4640,982,583) |(4635,328,891) |[(A633,152,143) [(A4621,566,897) [(£612,233,895)
fFdenE A243,001,698 | 2230,806,723 | 2246,079,206 | A229,361,152 | A226,150,095 | A256,409,386

(E1) {SEEIRMIZ(CIHEFEIRIMICN T D HERBFEIREZSD TRRLTHEIET,
(x2) ENEEEREERL G, BIEERETALDEEZVV., JTTAZ FEHBG3EAE LT, L0 BEEAlEE UTHIUESNE T,
(£3) WHDEEDSHEBIZF44R—ID WEHEEDFHEBE (&) | OREISRIZEN,
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TAOKESEAHMEBET 7 VK (BEERE) BFM - - (BASER)
B SECEDEEBEIE (F&R)

5 E ® 91 M | % 92 8 | % 93 H | = 94 # | % 95 B | B 9%
(a) BEEREORSSNE | 86915000 | 9812372 | 8053706 | 9457112 |  7.189.776M|  7.806.600
(b) BEBREOAHISHES R 0 0 0 0 0 0
(c) WiiRES 226228099 | 215495991 | 202993821 | 190525730 | 176,841,662 | 169.940,249
(d) DECHEMBREIISE 0 0 0 0 0 0
(e) “BHENFE(a+b+c+d) | 234919599 | 225308363 | 211.047.527 | 199.982,842 | 184031438 | 177.746.849
(1) HEce 19,780.496 19,813,298 19,566,121 19,466,011 11,440,564 11,264,860
(g) BMEENENZE(e— )| 215,139,103 | 205495065 | 191,481,406 | 180516831 | 172590874 | 166,481,989
(h) SFEHEROR 3.956.099.296001 |3.962.659.74601 |3.913,224.32800 |3.893,202,3850 |3.813.521.6611|3.754.953.,6390]

IN it p2) fic &= D s 0 5 L)
£ 91 HiE 92 HA|%E 93 HA|E 94 HiFE 95 HA|E 96 HA
1 HhO0ZYVHES 50H 50H 50H 50H 30H 30H

O <HNEEBREI—A>ZIFAOADHSIETNEEF. REBREOEEMEACE IV TEFNICBREVCLE U,

SEEDFH EDEIRWNICDONT

CDEEICE. BRRVLERS [BENERE] & EFERRVCRS [TALRE BRIDESR) | HHUERT.

- DEEBHROEEMENMERITALBES CFERTAZ LOB155(CF. DEEDOLENEBIEEE BRI ET.

- DEE SR OBEMENERTAZ TOSHEICIE. TOSMODEN TALRE WRINEkE) « &Y OENZBEDEET
6—0

- TTAILRE (BRINEEE) HREUCHEGE. PESHERICHITZELOZHEOERITAD SLFTALRE FRIHE
&) EEERRUCERD'. ZOHROELDZHEDERITAER) KT,

- EBHBEZICDOVNTIE. 20.315% (FTEHi15%, EEARIFTERI0.315% B K UMAEL5 %) DFHE(C K2 RRBUNATTED
N, PETZHENMERAINE T, BH. BERSEZTRV. PEDEERFICIHEEHEZERIT D LD TIFT,
ENDZRHEDBS, HEISEBRUET,

- BUADESNZIBEFICIE. LEOABNHEEICRD I ENHUFET. <HULE, BRFERILICBBLEhE LZEL,

- BB OBV DFMBIC DT E LU TR, HBEPIREICTHERIND LZHBBHLET,

LT 7Y REDERERFHHE N1 SA (Z—Y) | SRURHRESMEREFFRREE [J22FN | SA| OBEANR
TY, FERBGEICH T DERWVIC OV TIFERFEREICHBVEHE L IEE L,

[ “ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”

J
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TAOKEEEFHBET 7V F (BESERE) E7JUA-SVK - 0- (BADER)

[ @77Un-5YR-3-2 (@BEHER) |

IE30HDERARIR

ICE BofAML US High —-
2 % I % Yield Constrained Index EP%UE ZJI': . ¢X§1 & &
®oOH B R~ =2 |7 Bk | 2e KT E
’ ﬁJ\EE% H§5§$ il - T INESSadl T

M M % % % % % B8AaH

4688K (20168 5 B12H) 6,814 90 1.2 12,068 2.9 7211 & 1.6 0.3 97.3 23
478K (20165 6 B13H) 6,736 90 0.2 12,316 2.1 7.00| &~ 29 0.2 97.9 22
4883 (20165 7 A128) 6,833 90 2.8 12,594 2.3 7.10 1.4 0.2 98.1 22
498K (20164 8 B12H) 7,376 90 9.3 | 12,807 1.7 7.63 7.5 0.2 98.3 24
5088 (20165 9 B12H) 6,928 90| ~ 49| 12,927 0.9 712 &~ 6.7 0.0 97.9 23
518 (2016%F108128) 7,022 90 2.7 13,078 1.2 7.22 1.4 0.1 98.0 22
5288/ (20168118 14H) 7,152 90 3.1 12,942 A1.0 7.48 3.6 0.1 98.1 23
538K (20165128 12H) 8,015 90 13.3] 13,181 1.8 8.36 11.8 0.0 98.4 26
548k (20174 1 B128) 8,086 90 2.0 13,395 1.6 8.39 0.4 0.1 98.3 26
55887 (20174 2 B13H) 8,185 90 2.3 13,510 0.9 8.51 1.4 0.2 97.3 28
56887 (20174 3 B13H) 8,352 90 3.1 13,489 A0.2 8.70 2.2 0.0 98.5 30
5788k (20174 4 B128) 7,590 90| &~ 8.0 | 13,664 1.3 793 | ~ 89 0.2 98.3 29
58887 (20178 5 B12H) 8,136 90 8.4 13,790 0.9 8.52 7.4 0.0 98.5 37
598K (20176 6 B12H) 8,160 90 1.4 13,911 0.9 8.55 0.4 0.0 98.7 70
608k (20174 7 B128) 7,956 90| ~ 14| 13,882 AN0.2 839| ~ 19 — 98.5 66
6188 (20174 8 B14H) 7,688 90| & 2.2 13,963 0.6 8.14| » 3.0 0.0 99.0 48
628K (20174 9 B12H) 7,916 90 4.1 14,102 1.0 8.44 3.7 — 99.2 50
638k (2017%F108128) 7,775 90| &~ 0.6| 14,225 0.9 832 | &~ 1.4 — 98.8 49
648K (201711 813H) 7,312 90| & 48| 14,132 A0.7 789 | A 5.2 — 99.0 46
658K (20178128 12H) 7,747 90 7.2 14,225 0.7 8.34 5.7 — 99.3 49
668K (2018%F 1 A128) 8,280 90 8.0 14,353 0.9 9.00 7.9 — 99.0 64
6788420184 2 B13H) 8,081 90| & 1.3] 14,119 AN1.6 9.11 1.2 — 99.2 65
688K (20184 3 B12H) 8,138 90 1.8 14,187 0.5 9.05| ~ 0.7 — 99.3 68
698K (20185 4 5128) 7,961 90| & 1.1| 14,233 0.3 895 | A 1.1 — 99.2 86
7088K (20185 5 B14H) 7,935 90 0.8 14,244 0.1 893 | A 0.2 — 99.5 90
718K (20185 6 B12H) 7,463 90| &~ 48| 14,301 0.4 8.39| ~ 6.0 — 99.4 127
7283k (2018%F 7 A128) 7,307 90| & 09| 14,304 0.0 828 | ~ 1.3 — 99.2 123
73887/ (20184 8 B13H) 6,962 90| & 35| 14,462 1.1 773 & 6.6 — 99.2 88
748K (20185 9 B12H) 6,452 90| ~ 6.0| 14,528 0.5 7411 & 41 — 98.2 84
758K (2018108 12H) 6,621 90 40| 14,452 A0.5 7.70 3.9 — 98.5 87

(E1) BEMEBROEERIFDECEIAG .

(F2) ICE BofAML US High Yield Constrained Index (K RJLR—X) [&. ICE BofAML US High Yield Constrained Index (K RJLRX—X) @
RTF—9Zb&IC, HT7 Y RFEHZ10,000& U TAIBREETENSHELILBDTT,

CE3) BHOEYIE. BEMBENORMRZERL T, RBATEXHOREZRALTNEY,

(£4) RBL—HE. SIEBICBITINEEEYEETERSEOMEZ D LICREGEHANEDDFHETACKIIBEHEIND L— FEERALTVE
ER

(E5) BYEF. BHEIRERMICKVBECH > TEESNZHBEN DI E T, LEEDEHEBRTHIEDT—9IZFERLTHEUET,

(£6) RIBEEALERG, YT—T7 Y FOBALEZELDD 7Y M= [THE LI BDESHE T,

(E7) AHEEALESIRTOENHLES GIRLHES SJUBESTYZEREET.




FAOKERSAMBET 7V K (BEERE) @7JUA-SVR - 1-2 (BASER)

& 1238
BAMEESOHRBICOWNT

(M) (BAM)
9,000 200
8,000 - 150

1 100

7,000 -

6.000 50

5,000 0
F69HIR 705K 718K §57288K F738K 748K 575K

(2018.4.12) (2018.5.14) (2018.6.12) (2018.7.12) (2018.8.13) (2018.9.12) (2018.10.12)
— EAEMER () DiCEHFIREREMEE (E#) MEERER (B8

* HEEEHBIREEEMEE. Dt FHAd) ZHEHICEBRELCDDEFBUCHELILDDT. 77 Y MERADERENI/N T+ —< Y AZRY
BDTY,

* PESEB/IRET N ESHNICOVTIF. BBESFATHHDOI-RICKIIRBIFT DESZEBINICHIRET D I-ADRBNIT 7 RbiHh
FI) o Flow T7Y ROBAMEBECKIFREHFDRBVE T, LD T BESTOEHDKRTZRI DD TIESB I FEA.

BEH(HEE - R
F70H8 1 7.961H
758K 1 6,621 (BHLADECE540M)
B & £:2103% (DEEBREN—X)

NEEMBEOFLEEHER
GIM rSAM=USNA - A—=UR - KRR -T7YR ZARIZZ AT [GIM-US/N
A4 - A=LR (ZARTIZRA) | ELWVET, ) "DREZBEUT. KRIVETD/N\A - 4—)LRES
([CREU. KRIVEBTODEEICHUTEKRILEY B7I7UH - TV RBVLOEBES | Z TR > eiER.
FEINAFRTSRESERDF LN, EEBOTEPE7Z 7UH - TV FHABHEEOTEN YA
FTRBRERGY, BEMBETELE U, <HULLEF [BREREBICDOWVWT] ZISBREE L,
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TAOKEEEFHBET 7V F (BESERE) E7JUA-SVK - 0- (BADER)

. i ioh Vi = 1 SR P—
e B B | BB F |Goumiio B 8 0 2 k|awkn BEEE
B K| (BN (B E XR| (STEN (BB x| T RARE
M % % M % % %
(HAE) 20184 4 B12H 7,961 — 14,233 — 8.95 - — 99.2
57088 4 B=X 7868 | A 1.2 14,204 A0.2 8.82 A15 — 99.2
(HAR) 20184 5 B14H 8,025 0.8 14,244 0.1 8.93 A0.2 - 99.5
(HAE) 20184 5 A14H 7,935 — 14,244 - 8.93 - - 99.5
7188 5 B=X 7,701 N 29 14,201 A0.3 8.67 AN2.9 — 994
(HAR) 2018%F 6 B12H 7553 | A& 48 14,301 0.4 8.39 26.0 - 99.4
(HiE) 2018%F 6 B12H 7,463 - 14,301 - 8.39 - - 99.4
257288 6 B=X 7,061 AN 54 14,248 0.4 8.02 N4 4 — 99.2
(HAR) 2018%F 7 B12H 73971 & 09 14,304 0.0 8.28 A1.3 — 99.2
(i) 2018%F 7 B12H 7,307 — 14,304 — 8.28 — — 99.2
257358 7 B=X 7,488 2.5 14,406 0.7 8.43 1.8 — 99.3
(HAR) 20184 8 A13H 7,052 | & 35 14,462 1.1 7.73 N6.6 — 99.2
(HiE) 20184 8 A13H 6,962 — 14,462 - 7.73 - — 99.2
5748 8 B=X 6,741 N 3.2 14,529 0.5 7.55 AN2.3 — 99.2
(HAR) 2018%F 9 B12H 6,542 A 6.0 14,528 0.5 7.41 A4 — 98.2
(HAE) 2018%F 9 B12H 6,452 — 14,528 — 7.41 — — 98.2
257558 9 BX 7,108 10.2 14,599 0.5 8.04 8.5 — 99.5
(BAx) 2018%F10812H 6,711 4.0 14,452 A0.5 7.70 3.9 — 98.5

() BRBEMBARDESRAS. BEXIFHEL,
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FAOKERSAMBET 7V K (BEERE) @7JUA-SVR - 1-2 (BASER)

BERIEICONT (2018.4.13~2018.10.12)

BRE/NA - 1 —)b FESFTR
KENA - A=)V MMESFTORIE, FIRINAZTFRE UCEFRER LRI X UL,

KENA - A4 —)UMMESTRIE. SEREHAEN S52018F 6 BICH (T T, KEDZHN EFPKEDE
SEEEE. IEAHRBEETR(IC. AAaRICRIFDEREBRD X UL, TDERIRBICHITITIE. 175H#
IRREFER CHAKEDBEEBONEREZERE U CTHAMBZROICERMSENRRICHR LI
EREICKY, BFICHBLEUIZ, UNUI0BICAD L. KEKIMEBHN HELICZ EZRITT.
NEEFHCIEHBRZTLAFE U, BH. SIEMHAPDARE/ 1 - =)L MESOFRGEREE. BA
RERODEZ(FREBERIFTURD. NA - 4 —)U NMESOHRRITIIMEATH >l END. BEF
BHBDEFI KU,

NEERS
ErIUN - SYREHHETRELR Ui,

SEREAEN' O, KEOM LFZZ I THFEEN SOESRHOEBE(CL>T, M7 IUD - SUR
[FHATTEREFTHEB LEX U, 2018F 9 ALEF. HEEICHT MNP PrRRLIZIENS.
TUREHHETPPER U, SERERZHNA E LT,

WERERImR

77 7 U DERIRITIFEEREFNZ6.50% TIRABEF Ul

—7. FRB CKREEHERHEESR) FBERENOFEERL VI%Z, 2018F6 BHKIU9A
(C0.25% 71> g DFIE LF, 2.00~2.25% & L Uiz,

BIEREARICH TS [SkDERSE |

| EPh
FEUT. GIM-USNA - 4—=)UR (ZARITZR) "DREESZSAICHEDZEICKLDT.
KRIVBT/NA - A —=)LREENSDONGDEFN. m7rI7UH - SV ROESBELNIERPEBRSEIIC
KDV L (EFEEHDONG) DESEHIULET,

BGIM-USNA - 14—=ILR (ZARTSR)
FEUTRRIVBTDNA - A —URESFICREL. KRIVEBTOEEICHUTKRILFEY /B 7
A - SV RBVLOARBEEIZTIHRD LT, ERUMEDBEERHRELTE UINGEDEFRZH I LE
Fo NA + A=)V REEDHEFANICEUTIE. RELT v TIOIFICE D <{ERIEMERZERUCE
FAZ#Ed 258 T,

WIAD «IR2— - IYP=T7UR

BEOREMICKEEL. LENRERZTRVET,
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TAOKEEEFHBET 7V F (BESERE) E7JUA-SVK - 0- (BADER)

IR—BMT7FUFICDONT (2018.4.13~2018.10.12)

|
LI7URE GIM-USNA - A4—JUR (ZARITSR) &94D - ¥x— - IP—T 7 R(C
BETDI7VYR - FT - TV XTHY ., BERPZECTGIM-USNA - A1—JLR (ZARZT
TR) "DREBSESMITHIFUE UL,
BGIM-USNA +A4—=JLR (ZARTSRA)
FEUTKRIVETDNA - 4 —)UREESEPDITIHEL. KRIVETOEEISHUTKRILFEY
E7Z77UN - SYRBLDABBESG I ZTRD I ET. EEMEDBERBME ETE U INEOHERZ
SUFUR. NA - A —=)LRESODEAANICEUTIE. 5IEHE. RELAT v TIAiTCE D@5
WERZEERUICBRZITRVE U,
WI9AD - I— - IY—=TF7UR
BEDZEMICEEEL. BHOEGE. REARSIBLUI—I - O—VF(ICKZDERZTHRVE U,

RNIFI—=TEDERICDNT

BT 7V ROEAOFHO X FBEREELBRINYFV—I &R IFTTHIFE .
MUTDTSTEHT 7Y ROBEMBAESEEBHEDEERONL T,

(%)

6.0

4.0

2.0 - COE%E(EE

0.0 H—1—— T | : : = ICE BofAML US High Yield
20 d 77777 BEN | Constrained Index (K RJLR—X)
-4.0 J_I ————— T — EmFE7IUN - SYREELU—N (W)
-6.0

-8.0

5708 55718 55728 557385 5748 57588
(2018.4.12  (2018.5.14  (2018.6.12  (2018.7.12  (2018.8.13  (2018.9.12
~2018.5.14) ~2018.6.12) ~2018.7.12) ~2018.8.13) ~2018.9.12) ~2018.10.12)
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FAOKERSAMBET 7V K (BEERE) @7JUA-SVR - 1-2 (BASER)

SEEICONT

SFREID 1 HFOzY e (BOAd) (FFE [HERREOAR (1 5028Y) | O B85k
1 W72 TsR<IEE 0,

Ad~)

WD BCEORERRIE TED [NmnEEDstEERE (1 503Y) | ZT88<

BH. BRBICDOEFULCF. ERAHICEDIEERASECVLEETT,
B EFEREOMER (1 503Y)

ray AN

55708 5718 55728 55738 5748 55758
B = 2018 4H13H |201845815H | 201868138 | 2018%7813H | 2018F8K14H | 201898134
~2018%5R14H | ~2018%6H128 | ~2018478128 | ~2018488138 | ~2018% 98128 | ~2018F10812H

SfgEE Had) (M) 20 90 90 90 90 90
NEAEMERLEE (%) 1.12 1.19 1.22 1.28 1.38 1.34
SHDIN (m) 70 47 59 58 50 61
SHIDIN RS () 19 42 30 31 39 28
BRI ECNRER (M) 2,786 2,758 2,727 2,696 2,658 2,629

Cx1)

] BKRU [DEERBEILE] NSHEICHSUICEEETT.
(£2) ARBEFBTTSY . BHPONGE SHONGBUANDESIHISIANES BAH) ([CEBULBVEENH) FT.
(E3) SHHESONELMEBALEEUHIEE FhAd) OHFREEME (DEEDAY) (CHTBLET. 77V FORNBREFRBI KT,

BRmYEE0HEEE (1 5035Y)

[BHDE] (& [REEREOESFING] BLU [REEFBROEMIASFTESFER] NONECALYUICRETT. &

[BHDUELSN] (& [N

15 B 708 718 F728 738 748 %758
(a) BREEREORIF N v 70.26H | v 47238 | v 59.24H | v 58.95H | v 50.49H | v 61.42M
(b) REZREOEMIESTES AR 0.00 0.00 0.00 0.00 0.00 0.00
(c) NSRS v 2,805.78 v 2,800.90 v 2,758.16 v 2727.47 v 2,697.67 v 2,658.19
(d) DECEERIE 0.00 0.00 0.00 0.00 0.00 0.00
(e) BHANENKEE(a+b+c+d) 2,876.05 2,848.14 2,817.40 2,786.42 2,748.16 2,719.61
(1) D 90.00 90.00 90.00 90.00 90.00 90.00
(g) BRHDECIREE(e — 1) 2,786.05 2,758.14 2,727.40 2,696.42 2,658.16 2,629.61

(0F) vZEMUZBEEN SHEEZSF ELTVETD,
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TAOKEEEFHBET 7V F (BESERE) E7JUA-SVK - 0- (BADER)

Sl SEDERAER

BET7 VR
FEUT,. GIM-USNA - A4—=)LR (ZARITZR) "DRELSZSAICHR DO EICKLDT.
KRIVBTNA - A =L RESEHSDIGEDIEHN. B 7UH - TV ROBBE LN P EEESGIC
KBV L (EHERZDONG) OBESZEHIULET,
BGIM-USNA - A4—=)LR (ZARISR)
FEUTKRIVETD/NA - A —)UREFICREL. KRIVETDOEEICHUTKRILFEY /77
Uh - SV RBVLOARBEEIZITIHRD LT, ERUMEDBERHRELTE UCINGDEFRZH I LE
o NA - A—)URESOHEAPANICEUTIE. R ELT Y THFICE D < EREEEREER UIoE
T g 258 T,
WA - IR— - IF—=T7UR
MEMEEEEDZE2MICEB L. RENRBERZTIVETD,
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FAOKERSAMBET 7V K (BEERE) @7JUA-SVR - 1-2 (BASER)

1 /03 OFERAOR

Z708~55755A
16 =] (2018.4.13~2018.10.12) biz| g 1) 185 =
¢ @ |1t =
_ SRR SR = 22 AP D LA E 5 22T SR
= L wD LI Adi) 0s0er SRR D T BRI 7,31 6MI T
weaml a6 | 025 ﬁggggim;g g@ﬁﬁﬂtéﬁﬁ\ ST OEMIEE. REHEDHE. &
. Al EARSEEEEEEDRN. ENTOSET » > ROEE. WAL
mmaw| ) | 0366 |pToo0 TR
@ % 85 ) | 0016) | BetaiTs . BRMEOER. BEALN 5 DEROETONE
REREEE| | EmmT - S oREEET B, PO SRS
FERTINNG. BIAS0REOR. FEMNACTLS TR
R | A b= SR RS EG B P OT S
BIEEAREIR . AIEESONS OBERET HHE|CHT 55
ZotE A 0 | 0004 | ZDMEmA=S{ERMBDZOMER, SRR O T HELS
&= & @ ) | (0.004) |EBEEME. BEEASICILS D7 Y ROBEICHEEEM
= o ©) | (0.000) | BREBOMES- T 57 DHORA
=1 &t 45 0.612
G£1) ifig?g;ggiﬁfﬁ CEBHRODND'DBDIFHEERZSD) BN, BUICL > TRREORICZEN G D/cH. BEOHMEDOBEELICIVE

(¥2) SEBWIEETLICAFRBEOBAALTHIFT,

(X3) SHEEF1HOH)DZNZTNOERSEZ SERAPOHIEEMEBETIRLUTI00ZR e HD T, NHREIMRGZEEAALTHY
ESER

(X4) HHFANTVRIIYY =T 7Y RN'$H 2156, TEZEFHE,. BMISEE RS IUZOMBRAIF. BRI —T7 Y ROILASEEEED S
B, IDT7YVRICHIET 2DDESHET . HHPANTWVIRERETINE (WF—T77 YRR, ) "H2EE. SBEOEAIF. HX
BEGTASEI IS CBRZSHETA. BH. SHREETIFOBEIDSERRERICSIT2D [1 HOHYOERDEM] HEETE
2HDICOVNTIEF AL T 7Y ROME| (CRRIDTEELTHIFT,
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TAOKEEEFHBET 7V F (BESERE) E7JUA-SVK - 0- (BADER)
WEE S KUREIDRKR

RE(SETRmELT
(20184 4 §1381'52018%108 1285 T)
RH £ 70 # ~ % 75
5 o] 7 ol

d Yk |0 # | &= &
O SaE 0O TH

NE RER) 730.75286 | 59,447 |546.34633 | 42,720

(1) B ABREGFEN STIDNHERICLIBRENZSHET,

(¥2) SWMFTELNRS,

(£3) SBEOBMRBEIET,

WS
KREEESZRMESF
(20185 4 B138H520185108128% )
3 70 7 — = 75 7
= i 7 I
% w0 W= @ voam| W |0 ®| = @] VoM
O 9 = 0O 4 =
GIM TRUST-US HIGH YIELD BOND GIM TRUST-US HIGH YIELD BOND
FUND-ZAR CLASS (s~ >zER) [0°7-96626|  53.800 81 | FUND-ZAR CLASS (A v iEe) 04634633 | 42720 78
GE1) TEEEFZEULE,
(F2) SHEOBEABIET,
BFEERA & DS KRS WIS EEEAEDEBRL
201841081288
LERBAPICHIFHFIZERERAEDOEE|EH Y £ = o = /5 B
ko - ¥ Mm@ =
4 %
. EETE TS 85,837 97,1
WA R ER R F R P e 1 0.0
M IZ7YRFT - T7 A HEANCHERT 7V T 0= zom 7563 9
QUL R R 88.402 100.0
. %= /5 B & %) FEEOECFRITRT.
- R AL
S ES SIS mETSS FO FH %
(TARVEE)
GIM TRUST-US HIGH YIELD
CIM JRUSIEL \HIGH YIELD | 20207722 | 85,837 985

GE1) HRIRIE, WEERERICYT S5HMEADLEER,
(x2) FHBHERDBALRESTIET.

(2) RIEETES
p FOOMIK| 75 B K
-2 18 ™ =
0 H|0O | 5T i &
FO FO F
FAD - IR— - IF—TFUR 1 1 1

() BARBIEIET,
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FAOKERSAMBET 7V K (BEERE) @7JUA-SVR - 1-2 (BASER)

BEE. 8. A8 LUBEHEDRS
(2018 58148). (20186 H128). (201847 8128). (2018F8H138). (201854 98128). (20181081285

I E O ENENE ENENE ENENEENENE EAENEE:
(A) BE 91,154,624/ | 129,589,630M | 125,156,862f | 90,106,078M | 85,894,208/ | 89,202,936/
- O-vE 1,606,009 2356613 2,613,089 2,013,387 2,755,378 1,763,890
REETESISCHE® | 89,547,498 127,231,900 122,542,656 88,091,574 83,137,713 85,837,930
%g%}ffj\;(%gﬁ) 1,117 1,117 1,117 1,117 1,117 1,116
KNS - - - - - 1,600,000
(B) &ufs 1,113,147 1,646,232 1,642,326 1,266,160 1,267,160 2,074,558
EST - - - - - 800,000
IS TR 1,021,227 1,542,884 1,521,305 1,148,460 1,180,552 1,184,272
ES 0 - 1,516 738 - - -
I ETERH 91,267 100,354 117,993 114,737 83,096 86,252
Z ORI 653 1,478 2,290 2,963 3512 4,034
(C) MEEHEA-B) | 90,041,477 127,943,398 123,514,536 88,839,918 84,627,048 87,128,378
oA 113,469,693 171,431,626 169,033,972 127,606,726 131,172,547 131,585,873
REBGHERS | A& 23428216 |4 43488228 |~ 45519436 | A 38766808 |4 46545499 | A 44,457,495
(D) SSHEROH 113,469,6930 | 171,431,62600 | 169,033,97200| 127.606,72601 | 131,172,54700| 131,585,87300
1 A4V EEE(C/ D) 7,935/ 7,463M 7,307/ 6,962/ 6,452/ 6,621M
* SBOORARICH T D ITAREF 108,129,333, HIERLHAR] (557083~55758)) DICH (I B BIIRETTALEE72,094,856M. EIfFHITTAREF48,638,316M T,
* EB75BIRDFTE O Y OFIEERAF6,621H T,
* SB7 SEIR DB BN TTAZEZ TR > TH Y. ZDEEEF44,457,495M T,
WEEOKR £7081 E2018 45138 Z2018F58148  £73# B2018F 78138 E20184 8 5138
®71H1 820184559158 Z201846H128 %748 B201858H148 20184 9 5128
F72H) 82018465138 Z201847H128 %758 B2018F9H138 20184108128
8 E B/ /0 # | = /1 # | ® 72 # | = 73 8 | % 74 #W | m /5 8
(A) BAZ IR 889,199M 910,977 1,120,261/ 867,862 746,028 828,7740
SEEAS 889,294 911,413 1,120,311 868,003 746,099 828,823
ZEFIS 1 - - - - -
HLFIR A % | o 436 | & 50 | & 141 | & 71 | & 49
(B) AflisEsscEmam | ~ 104375 | ~ 6773073 | ~ 2,116,383 | -~ 4007629 | ~ 6,099,294 2,671,083
FE 15,460 67.415 91,102 275,433 736 2,671,344
b=t A 119835 | A 6840488 | A 2207485 | ~ 4283062 | 4 6100030 | 4 261
(C) {SEsRES A 91,889 | &~ 101,213 | ~ 118824 | ~ 115586 | ~ 83656 | ~ 86,834
(D) SHEES(A+B+C) 692,935 | ~ 5963309 | A 1,114,946 | ~ 3255353 | A 5,436,922 3,413,023
(E) pifAsRiiimsme | -~ 4,689,436 | 2 4,682,480 | 211,273,390 | 210,087,574 | 214,092,437 | 220,190,398
(F) elfEstaiamns | 218,410,488 | ~31,209555 | ~31,609795 | ~£24,275421 | ~25835588 | ~26,495848
EMZ84%) | ( 31.837.182) | ( 48016,391) | ( 46,622.288) | ( 34,804,422) | ( 35386,052) | ( 34.978,140)
(FEIERIENEE | (150247.670) | (£79,315,946) | (A78232,083) | (459,079.843) | (161,221640) | (~61,473,988)
(G)BEH(D+E+F) | 222,406,989 | £41,945344 | ~43998,131 | 237,618,348 | ~45364,947 | 43,273,223
(H) N8RS A 1,021,227 | & 1,542,884 | ~ 1,521,305 | -~ 1,148,460 | ~ 1,180,552 | ~ 1,184,272
REGHERS(GHH) | 223,428,216 | 143488228 | ~45519,436 | 38,766,808 | ~46,545499 | 144,457,495
ENETEEEES | 18634405 | £32032675 | 432129663 | ~24671605 | 426353768 | ~26871908
EM84%) | ( 31.613265) | ( 47.283.271) | ( 46,102.420) | ( 34,408238) | ( 34.867.872) | ( 34.602.080)
(FEIERIENEE | (150247,670) | (£79,315,946) | (A78232,083) | (459,079.843) | (161,221,640) | (~61,473,988)
i tne A 4793811 | A11455553 | ~13389.773 | 214095203 | 220,191,731 | 417,585,587

(E1) {SEEIRMIZ(CIHEFEIRIMICN T D HERBFEIREZSD TRRLTHEIET,
(X2) EEstEETE s (F BIEEEETALDERZV, TAZ O 5GFELE LT, LOSBEEFMmE UTIEEINET,

(£3) WHHEEDSTEBIZFSSR—ID WEHEEDFHERE (&) | OREISRIZTN,
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TAOKEEEFHBET 7V F (BESERE) E7JUA-SVK - 0- (BADER)
B SECEDEEBEIE (F&R)

5 E g 70 B [ & 71 B | % 72 B | #® 73 # | & 74 B | B 75 H
() BRI DRSS 797,310 809,764/ | 1,001,437 752,276 662,372/ 808,212
(b) BEBREOAHISHES R 0 0 0 0 0 0
(c) WiiRES 31,837,182 48,016,391 46,622,288 34,804,422 35,386,052 34,978,140
(d) DECHEMBREIISE 0 0 0 0 0 0
() SBHENFE(a+b+c+d) | 32634492 48,826,155 47623725 35.556.698 36,048,424 35.786.352
(1) HEce 1,021,227 1,542,884 1,521,305 1,148,460 1,180,552 1,184,272
() BMEENENSE(e— )| 31613265 47,283,271 46,102,420 34,408,238 34,867,872 34,602,080
(h) SFEHEROR 113,469.6930 | 171.431,6260 | 169.033.9720| 127.606.72601| 131.172.54700 131.585.8730

IN it p2) fic &= D s 0 5 L)
55 70 HA|5%E 71 HA|SE 72 HA|E 73 HA|SE 74 HA|E 75 HA
1 HhO0ZYVHES 90H 90H 90H 90H 90H 90H
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[ “ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”
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M M % % M % % % BAH
46HAK (20165 5 5128) 7,035 130 & 0.6] 12,068 2.9 36.71| & 39 0.4 98.6 467
478K (20165 6 A138) 7,063 130 2.2 12,316 2.1 36.37| & 0.9 0.2 98.7 470
48HAK (20165 7 H12H) 6,877 130 & 0.8] 12,594 2.3 3536 A 2.8 0.3 98.8 459
4983k (20165 8 B128) 6,667 130 & 1.2 12,807 1.7 3457 | A 2.2 0.3 98.7 457
508K (20165 9 A128) 6,726 100 24| 12,927 0.9 34.58 0.0 0.0 98.8 438
S51HIR(2016510812H) 6,535 100 & 1.4 13,078 1.2 3359 A 29 0.1 98.6 424
528K (20165118148) 6,188 100 & 3.8] 12,942 A1.0 3296 A 1.9 0.1 98.7 392
538K (20165128128) 6,310 100 36| 13,181 1.8 3294 | ~ 0.1 0.1 98.8 396
S5488K (20175 1 B12H) 5,741 100 & 7.4 13,395 1.6 29.72 | A 9.8 0.1 98.5 349
55887 (20174 2 B13H) 5,896 100 441 13,510 0.9 30.87 3.9 0.4 98.7 359
56820174 3 A138) 5,841 100 0.8| 13,489 A0.2 30.72| & 0.5 0.0 98.9 396
578K (20175 4 B12H) 5,601 100 & 24| 13,664 1.3 29.62 | A 3.6 0.3 99.2 485
588K (20174 5 B128) 5,991 100 8.7 13,790 0.9 31.86 7.6 0.1 99.0 522
598K (20174 6 A128) 5,932 100 0.7] 13,911 0.9 31.18| & 2.1 0.0 95.5 592
60HAK (20175 7 B12H) 5,924 100 1.6 13,882 A0.2 31.47 0.9 — 98.6 677
618K(20174 8 5148) 5,775 100 & 0.8] 13,963 0.6 3099 & 1.5 0.0 99.4 735
62887 (20178 9 B12H) 5,954 100 48| 14,102 1.0 32.09 3.5 — 97.6 898
638K (20178 10812H) 5,684 100 & 29| 14,225 0.9 30.82| A 4.0 — 98.6 1,106
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74887K (20185 9 B12H) 2,887 50 06| 14,528 0.5 17.35 7.7 — 94.3 888
75HAK (20185108 12H) 3,112 50 9.5| 14,452 A0.5 18.96 9.3 — 99.1 979

(E1) BEMEBROEERIFDECEIAG .

(F2) ICE BofAML US High Yield Constrained Index (K RJLR—X) [&. ICE BofAML US High Yield Constrained Index (K RJLRX—X) @
RTF—9Zb&IC, HT7 Y RFEHZ10,000& U TAIBREETENSHELILBDTT,

CE3) BHOEYIE. BEMBENORMRZERL T, RBATEXHOREZRALTNEY,

(£4) RBL—HE. SIEBICBITINEEEYEETERSEOMEZ D LICREGEHANEDDFHETACKIIBEHEIND L— FEERALTVE
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(E5) BYEF. BHEIRERMICKVBECH > TEESNZHBEN DI E T, LEEDEHEBRTHIEDT—9IZFERLTHEUET,

(£6) RIBEEALERG, YT—T7 Y FOBALEZELDD 7Y M= [THE LI BDESHE T,

(E7) AHEEALESIRTOENHLES GIRLHES SJUBESTYZEREET.
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WEEOKR £7081 E2018 45138 Z2018F58148  £73# B2018F 78138 E20184 8 5138

®71H1 820184559158 Z201846H128 %748 B201858H148 20184 9 5128

F72H) 82018465138 Z201847H128 %758 B2018F9H138 20184108128
8 E B/ /0 # | = /1 # | ® 72 # | = 73 8 | % 74 #W | m /5 8

(A) BAZ IR 20,548,043/ 18,385,037 21,629,377M 21,709,845/ 18,128,420/ 23,989,432
SEERNS 20,549,541 18,386,215 21,630,548 21,711,167 18,129,882 23,991,270
ZEFIS - 3 1 - 8 10
RIS A 1,498 VAN 1,181 VAN 1,172 AN 1,322 AN 1,470 A 1,848
(B) AflisE5cEMEa |~ 26542949 |~ 45422296 |~ 68655397 |~ 273295202 |~ 11,673,727 58,777,744
FE 330,640 1,532,349 466,439 3,003,342 738,735 60,434,863
FEE A 26873589 | A 46954645 A 69121836 |~ 276298544 | A 12412462 | A 1657119
(C) {SE3RMS A 1322339 |~ 1074400 |~ 1105255 |~ 1158544 |~ 818579 |~ 926,039
(D) SMEESA+B+C) [~ 7317245 |~ 28,111,659 |~ 48131275 |~ 252,743,901 5,636,114 81,841,137

(E) RiEpREUSRS
(F) BNISEEEERE

((FEEZEEE)
(GEEEMESE)

(G) &st(D+E+F)
(H) IN&ED B

TEBRIERE(G+H)
BIIEFEEERS
((FEEZEEE)
(GEEEMESE)
DECEEMBIEILE
RS S

A 426,617,222
21,076,842,344
( 785,169.126)
(£1,862,011,470)
A1,510,776,811
A 27,401,971
21,538,178,782
A1,085,018,611
( 776,992.859)
(£1,862,011,470)

A 453,160,171

A 435,831,154
A1,114,707,839
( 782,335,430)
(£1,897,043,269)
A1,578,650,652
A 27,588,640
21,606,239,292
A1,124,985,842
( 772,057,427)
(£1,897,043,269)

A 481,253,450

A 470,846,688
A1,225,240,987
( 815855.810)
(£2,041,096,797)
A1,744,218,950
A029,109,233
A1,773,328,183
A1,233,826,098
(- 807.270,699)
(£2,041,096,797)

A 539,502,085

A 516,803,335
21,218,872,418
(- 790,191,891)
(£2,009,064,309)
21,988,419,654
A 28,482,869
22,016,902,523
A1,226,803,986
( 782,260,323)
(£2,009,064,309)

A 790,098,537

A 760,435,892
A1,417,729,892
( 846,309,061)
(£2,264,038,953)
£~2,172,529,670
A 15,380,368
£2,187,910,038
A1,417,729,892
( 846,309,061)
(£2,264,038,953)

1,929,473

A 772,109,619

A 745,582,078
A1,487,857,080
( 866,532,074)
(£2,354,389,154)
£2,151,598,021
A 15,732,114
£2,167,330,135
A1,487,857,080
( 866,532,074)
(£2,354,389,154)

9,856,800

A 689,329,855

(E1) (SEEHRBEICIHSFERINCH T 5 HBERESEZSHTRRULTHIET,

(E2) ENEsEEREEsF. B

(E3) NEDEEDFHEBIZIFO6R—ID NSEHEEDSERE (8 | ORZETSRIETN,

TETAEDERZV. TAZ FEDHEFERE LT, LOBEREFMmE UTIEEINE T,
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A OKEEEFHET 7V F (BESERE) ML -US - O0-R (BRADER)
B SECEDEEBEIE (F&R)

I8 B £ 70 # F 71 8 £ 72 B £ 73 H £ 74 # £ 75 H
(a) BEEREROESF NG 19,225,704H 17.310,637H 20,524,122H 20,551,301 17.309.841H 23,721,066MH
(b) REEFROBMISTESEE 0 0 0 0 0 0
(c) NEsFHEEE 785,169,126 782,335,430 815,855,810 790,191,891 846,309,061 866,532,074
(d) DECHEMBREIISE 0 0 0 0 0 1,867,848
(e) ZHpkug&E(a+b+c+d) | 804,394,830 799,646,067 836,379,932 810,743,192 863,618,902 892,120,988
(f) Db 27,401,971 27,588,640 29,109,233 28,482,869 15,380,368 15,732,114
(g) BHgHNECNGE (e — 1) | 776,992,859 772,057,427 807,270,699 782,260,323 848,238,534 876,388,874
(h) ZEERDN 2,740,197,1890 |2,758,864,0490 |2,910,923,384[7 |2,848,286,94801 |3,076,073,75801 | 3,146,422,8110]

IN it p2) fic &= D s 0 5 L)
55 70 HA|S%E 71 HA|SE 72 HA|E 73 HA|SE 74 HA|E 75 HA
1T HhOxYWHESR| 100 100H 100H 100H 50M 50M

O <HNEEBREI—A>ZIFAOADHSIETNEEF. REBREOEEMEACE IV TEFNICBREVCLE U,

SEEDFH EDEIRWNICDONT

CDEEICE. BRRVLERS [BENERE] & EFERRVCRS [TALRE BRIDESR) | HHUERT.

- DEEBHROEEMENMERITALBES CFERTAZ LOB155(CF. DEEDOLENEBIEEE BRI ET.

- DEE SR OBEMENERTAZ TOSHEICIE. TOSMODEN TALRE WRINEkE) « &Y OENZBEDEET
6—0

- TTAILRE (BRINEEE) HREUCHEGE. PESHERICHITZELOZHEOERITAD SLFTALRE FRIHE
&) EEERRUCERD'. ZOHROELDZHEDERITAER) KT,

- EBHBEZICDOVNTIE. 20.315% (FTEHi15%, EEARIFTERI0.315% B K UMAEL5 %) DFHE(C K2 RRBUNATTED
N, PETZHENMERAINE T, BH. BERSEZTRV. PEDEERFICIHEEHEZERIT D LD TIFT,
ENDZRHEDBS, HEISEBRUET,

- BUADESNZIBEFICIE. LEOABNHEEICRD I ENHUFET. <HULE, BRFERILICBBLEhE LZEL,

- BB OBV DFMBIC DT E LU TR, HBEPIREICTHERIND LZHBBHLET,

LT 7Y REDERERFHHE N1 SA (Z—Y) | SRURHRESMEREFFRREE [J22FN | SA| OBEANR
TY, FERBGEICH T DERWVIC OV TIFERFEREICHBVEHE L IEE L,

[ “ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”

J

66



A OKEEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

[ @EELI k- O—2 (GAPED) |

308 DERRIR

BEEMBADEEREDEEAN

ICE BofAML US High Yield Constrained Index (K RJLAR—2) [&. ICE BofAML US High Yield Constrained Index (K RJLAR—X) D
RF—97Zb&Ic. BT 7Y RFREHZ10,000& UTRIRERTENFELIZDHDTT,

BADEHE. BEMEBEANORMEZEL T, RitfIZEHDMEZRALTVET,

BHIBIE. BHREHEMICKVBERICHS> TEIESNZHBENHUET, LELOEBREERATAVRDT—IZEFERLTEIET,
RHEEALEE, Y =T 7Y FOBEALEZEL T 7 Y RR—XTRE LB DZESHET .

REEEA LR FFFHRTOENLES GRTESS SROESTYERERT,

s % B | VeldContanes IHdg e
P 1 ield Constrained Index = | IREIEF
® B W LR - | BB sggk A E
sz |BBD B F | sz | D e S
B8 | Sms | Hax|E550 Eex
= =) % % % % @h/
4692016 5 8128) 6240 140| 32| 12068| 29 0.1 98.9 846
A7HAR (20165 6 A13H) 6,212 140 1.8 12,316 2.1 0.1 99.1 847
A8HAZR (20164 7 B12H) 6,107 140 0.6 12,594 2.3 0.1 99.0 837
49837 (20164 8 H12H) 6,122 140 2.5 12,807 1.7 0.1 99.4 819
50882 (20164 9 B12H) 6,082 100 1.0 12,927 0.9 0.0 99.2 814
S1HE(Q016E108120) 61771 1001 32| 13076 1.2 0.0 98.2 835
SOHIR(20168118140)] 5963  100] A~ 1.8] 12942 ~1.0 0.0 99.3 805
53BR(20168128128)] 6511 100] 10.9] 13.181 1.8 0.0 99.4 897
S4H87R (20174 1 B12H) 6,570 100 2.4 13,395 1.6 0.0 99.4 949
SSHIR(20172 2 1300 6.632 100 25| 13510 09 0.1 99.4 987
S6HIR(2017% 3 B130)]  6.565|  100] 0.5 13.489] 202 0.0 99.3 956
S/HER(201 7% 4 B128)]  6.264] 100 & 31| 13.664 1.3 0.1 99.4 913
S58H3R (20174 5 B12H) 6,562 100 6.4 13,790 0.9 0.0 99.4 964
SOEIR(2017% 6 B120)] _ 6435]  _100] &~ 04| 13911 0.9 0.0 99.4 915
60HIR (20172 7 B128)] 6378 100] 0.7 13.882] 202 = 98.1 937
61832 (20174 8 B14H) 6,155 100 & 1.9 13,963 0.6 0.0 98.7 911
62887k (20174 9 B12H) 6,326 100 4.4 14,102 1.0 — 99.0 955
638K (2017FE10812H) 6,218 100 | & 0.1 14,225 0.9 — 99.1 859
64HER(20178118130)] 5964  100] &~ 25| 14.132] 207 = 99.2 886
658K (201 781281280 6.013| 100 25| 14225] 07 = 99.2 879
66H87R (20184 1 B12H) 6,034 100 2.0 14,353 0.9 — 99.3 902
678%(2018% 2 B130) 5716 100] & 36| 14119 Al.6 = 98.8 854
68HIK(2018% 3 H120)] 5683|100 12 14187 05 = 99.2 852
69H37R (20184 4 B12H) 5,448 100 & 24 14,233 0.3 — 99.2 842
708872 (2018 5 B14H) 5,332 100 & 0.3 14,244 0.1 — 99.4 829
71EAZR(2018%F 6 B12H) 5,133 100 & 1.9 14,301 0.4 — 99.0 788
72H37(20184% 7 B12H) 5,102 100 1.3 14,304 0.0 — 99.0 779
738372 (20184% 8 H13H) 4,612 100 & 7.6 14,462 1.1 — 99.3 717
748372 (20184 9 B12H) 4,476 70 & 1.4 14,528 0.5 — 99.0 693
753ﬁ3<(201 8F10812H) 4522 70 2.6 14,452 AN0.5 — 99.4 700
ET1)
)

anew
w1




A OKREEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

B A 12

EEMZASDHRICDONT

) (Ei)
25

5,000 -

4,500 |-

4,000 5

3,500 0
EGSLERS 57083 718K 728K 738K EVELEES EVELEES
(2018.4.12) (2018.5.14) (2018.6.12) (2018.7.12) (2018.8.13) (2018.9.12) (2018.10.12)

— EAfMEE (3 DiCEHFIREREMEE (E#) MEERER (B8

* HEEEHBIREEEMEE. Dt FHAd) ZHEHICEBRELCDDEFBUCHELILDDT. 77 Y MERADERENI/N T+ —< Y AZRY
BDTY,

* PESEB/IRET N ESHNICOVTIF. BBESFATHHDOI-RICKIIRBIFT DESZEBINICHIRET D I-ADRBNIT 7 RbiHh
FI) o Flow T7Y ROBAMEBECKIFREHFDRBVE T, LD T BESTOEHDKRTZRI DD TIESB I FEA.

WE%(fEE - BEER
70805 : 5,448
758K 1 4,522 (BHLnECE540M)
fE & K. A74% DEESHEERERN—X)

BEEMEOE B EEER
GIM rSAR=USNA - A—=JLF - RYR-TPYR BEELIH- TS BT [G
M-USNA - A=JLF BELLI b T3RX) | ELVET, ) NOEREZBU T, KFLVETD

NA - A—)UREFICREL. KRIVETOEEICKHUTKRILEY EEBE (%) BELOAEBHS]
EATIR D THER, *'J,u\HYJ\(EtTEZ%’?%c‘:EUéEL;TJJ“ BEFMEDOTEPL < DETEENNHETT
,:.Ljhg_c‘:b\V/(TZEc‘:UU\ BEMEAFTELF Uz, <HULIF BREREICOVT] Z#I%
LR fura

XiiELE(‘Z[Eﬁ BENRET2NEREEFEDODREBBRUNEET 2BEZLNNE T,
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A OKEEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

s 5 B | B OF B |G | 4% 8| SEET

B = X (BZEER) A DN S

(! % % % %

(HA=)20184 4 H12H 5,448 — 14,233 — — 99.2

70857 4 B 5,505 1.0 14,204 ANQ.2 — 98.6
(HA=R)20184 5 H14H 5,432 AN0.3 14,244 0.1 — 99.4
(HA=)20184% 5 H14H 5,332 — 14,244 — — 99.4

£=7181 5 B=X 5,184 N2.8 14,201 AN0.3 — 99.2
(HA=R)2018% 6 H12H 5,233 A1.9 14,301 0.4 — 99.0
(HAE=)2018%F 6 H12H 5,133 — 14,301 — — 99.0

57258 6 A%k 5,079 VAN I 14,248 AN0.4 — 99.3
(HA=R)2018% 7 BH12H 5,202 1.3 14,304 0.0 — 99.0
(HA=)2018%F 7 B12H 5,102 — 14,304 - — 99.0

£=73H 7 Bk 5,153 1.0 14,406 0.7 — 99.1
(HA=)2018% 8 A13H 4,712 ANT7.6 14,462 1.1 — 99.3

(HAE=) 20184 8 H13H 4612 — 14,462 — — 99.3

F=748 8 A=k 4514 A2 14,529 0.5 — 98.9
(HA=R)2018% 9 H12H 4,546 A4 14,528 0.5 — 99.0
(HiE)2018% 9 A12H 4,476 — 14,528 — — 99.0

=758 9 A% 4,738 5.9 14,599 0.5 — 99.0
(BA=)2018F10812H 4,592 2.6 14,452 ANQ.5 — 99.4

CF) BREAEMARDEEAS. BEEIFIHEL,
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A OKREEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

BERIEICONT (2018.4.13~2018.10.12)

BKE/N\A - 4 =)L RESFTR
KENA - A=) REEFTRE,. FSNAZTRE UCERERERE LR T U,

KENA - A=) RESTDRE. SIEREEN S2018F 6 BICH (T T, XEDEH | LFOKXENDE
SEERE, IERNESERIT T, AARICRIFIDEBEEBRUFEUE. ZOBIBICHIITIE. FH
HRERRPHCAEDEBMHBEOHNEGR S ZESRE UTHRTBZDD(CERTBH R B Lzl
EREICKY ., BFEICHBLELRE. ULNUIOBICADE. XKEMHAHMEN FELECEERITT.
TEEFACHERPERZLZ F UL, BH. SERBDPOKRE/ N1 - /=)L RMESOFEREF. BA
BERODES(EREBERI F LD N1 - 4 =)L RESOFREFTIERATCH>lcEnH. BY
BFHEDERI) R U,

WAERE

LERERICBIT D EBEBEDEEE(E. XFVT - Y, J4UEY - Ry, OV7 - Jb—TILH
ATER BZ) . ML -US. m77UA - SYR, AVRRY7 - JLET, TSI - LTI,
AR JLE— E - ARTHARHTTE (HE) &I F U

WiEHSFITR

FRB CRKEEBEEHEESR) FBERESFIOFEEEREL Y I%Z, 2018FE 6 HB KLU IBIC

0.25% M+ > g D3|FE LT 2.00~2.25%& UE U,

BIERERRICH TS [SEDERSE ]

BET77VR
FEUT, GIM-USNA - A4—=)LR BELLI b - TJTR) "DOEREEGZSAICER DI EIC
KOT. KRIVIEBET/N\A - 4 —=)LREEDSDINHEDIFH . EEBEDEBBE LN R PHEBREIICK
5TV L (BFEBRIDDIE) DEEEHIULET,

BGIM-USNA - A4=ILK GBEELI b TSR)
FEUTKRIVETD/N\A - A —)UREFICREL. KRIVETDEEICHUTKRILFEY ETE
BEBEVDABBEG|Z{TRDCET. ERMEDBEEBIREELTTE UICBEOERZHSUEFRT, /\1 -
A —IU RESDHEFANICELUTIE. RELT v IPOICE D ERIEIMEIRZER Lo @R AT
27T,

WA - IR— - IF—=T7UR

BEEDZEMICEERL. TENRBERZTRVET,
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A OKEEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

IR—BMT7FUFICDONT (2018.4.13~2018.10.12)

|
BIFYVRE. GIM-USNA - A—=)LF BERLI - TIIR) £94D - XYR— - XHP—
TJ7VRICRETD I7YR - AT - TPV XTHY . BEHHAZEC TG IM-US/NA - 4—JUR
@BEELI b - TIIR) "DREHEZESMICHIFTUE U,

BGIM-USNA - A4—=ILR GBEtLIb:T5R)
FEUTKRIVETDNA - 4 —)UREESEPDITIHEL. KRIVETOEEISHUTKRILFEY
BEEEEEVDAEBEGIZ{TRD LT, ERMEDBREIHNEELTE UEINBEDOERZD S UE UL,
NA A=) REEDBEHANICELTIFE. 5IEHEE. RELT v IPoCE D BERIEEIMERZER

UTeBRZITIRVE LT,
WTAL9 - I%— - IY—-—TF7UR
BEDLZEM(ICEEL. BHOER. RERSIBKUI—IL - O—VEICKDERZITRVE U,

RNIFI—=TEDERICDNT

BT 7V ROEAOFHO X FBEREELBRINYFV—I &R IFTTHIFE .
MUTDTSTEHT 7Y ROBEMBAESEEBHEDEERONL T,

(%)
4.0
2.0 ,_,
O O ——r - —— |_| L L — | | ,
20 [ - = s
- = ICE BofAML US High Yield
:28 Constrained Index (K RJLR—X)
-8.0
-10.0

%708 718 55728 57388 57488 57588
(2018.4.12  (2018.5.14  (2018.6.12  (2018.7.12  (2018.8.13  (2018.9.12
~2018.5.14) ~2018.6.12) ~2018.7.12) ~2018.8.13) ~2018.9.12) ~2018.10.12)
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WD BCEORERRIT TEC [NmnEcEDstEERE (1 508Y) | ZISRIESL,

A OKREEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

SEEICONT

SFREID 1 HFOzY e (BOAd) (FFE [HERREOAR (1 5028Y) | O B85k
Ady) | WETSRIES 0,

BH. BRBICDOEFULCF. ERAHICEDIEERASECVLEETT,
B EFEREOMER (1 503Y)

708 £718 728 738 748 758
B = 201848138 | 2018458158 | 2018468138 | 201877138 | 20188F148 | 2018597138
~2018558148 | ~2018868128 | ~2018% 78128 | ~2018%8F138 | ~2018%9A128 | ~2018£108128
NS Wad) (M) 100 100 100 100 70 70
SR (ig (%) 1.84 1.91 1.92 2.12 1.54 1.52
LD M) 61 57 58 59 54 70
LHDIREISN ) 38 42 41 40 15 —
BRSNS M) 2,537 2,494 2,454 2.415 2,399 2,406

Cx1)

] BKRU [DEERBEILE] NSHEICHSUICEEETT.
(£2) ARBEFBTTSY . BHPONGE SHONGBUANDESIHISIANES BAH) ([CEBULBVEENH) FT.
(E3) SHHESONELMEBALEEUHIEE FhAd) OHFREEME (DEEDAY) (CHTBLET. 77V FORNBREFRBI KT,

BRmYEE0HEEE (1 5035Y)

[BHDE] (& [REEREOESFING] BLU [REEFBROEMIASFTESFER] NONECALYUICRETT. &

[BHDUELSN] (& [N

15 B 708 718 F728 738 748 %758
(a) BREEREORIF N v 61.04H | v 57328 | v 58.95H | v 59.78H | v 54.63H | v 76.37H
(b) REZREOEMIESTES AR 0.00 0.00 0.00 0.00 0.00 0.00
(c) NSRS v 2576.14 v 2,537.24 v 2,495.71 v 2,455.34 v 241513 2,400.08
(d) DECEERIE 0.00 0.00 0.00 0.00 0.00 0.00
(e) BHANENKEE(a+b+c+d) 2,637.19 2,594.56 2,554.66 2,515.12 2,469.77 2,476.46
(1) D 100.00 100.00 100.00 100.00 70.00 70.00
(g) BRHDECIREE(e — 1) 2,537.19 2,494.56 2,454.66 2,415.12 2,399.77 2,406.46

(0F) vZEMUZBEEN SHEEZSF ELTVETD,
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Sl SEDERAER

BET7 VR
FEUT, GIM-USNA - A=K (BELLI b - TJFR) "DOEREEGZSAICER DI EIC
KOT. KRIVEBT/N\A - 4 —=)LREEDSDINHDIFH . EEBEDEBBE LN R PHEBRGIICK
5TV L (BFEBIDODIE) DESEHILET,

BGIM-USNA - A4—=ILK GBEELIb-TSR)
FEUTKRIVETD/N\A - A —)UREFICREL. KRIVETDEEICHUTKRILFEY EEE
BEBEVDABBEG|Z{TRD LT, ERMEDBEEBRNEELTE UICBEOERZHSUEFRT, /\1 -
A —IU REEDHEFANICELUTIE. RELT v IPOICE D ERISINERZER UcERE ki T
27T,

WA - IR— - IF—=T7UR

MEMEEEEDZE2MICEB L. RENRBERZTIVETD,
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A OKREEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

1 /03 OFERAOR

Z708~55755A
16 =] (2018.4.13~2018.10.12) biz| g 1) 185 =
¢ @ |1t =
_ SRR SR = 22 AP D LA E 5 22T SR
s L wD LI 28R 086 YRR D T B 5,022 T F
weaml an | e ﬁggggim;g g@ﬁﬁﬂtéﬁﬁ\ ST OEMIEE. REHEDHE. &
. Al EARSEEEEEEDRN. ENTOSET » > ROEE. WAL
mmaw| 08 | (0352 pTorod TR
@ % 85 ) | 0016) | BetaiTs . BRMEOER. BEALN 5 DEROETONE
REREEE| | EmmT - S oREEET B, PO SRS
FERTINNG. BIAS0REOR. FEMNACTLS TR
R | A b= SR RS EG B P OT S
BIEEAREIR . AIEESONS OBERET HHE|CHT 55
ZotE A 0 | 0004 | ZDMEmA=S{ERMBDZOMER, SRR O T HELS
&= & @ ) | (0.004) |EBEEME. BEEASICILS D7 Y ROBEICHEEEM
=1 g 30 0.588
CE£1) itﬁ?j?g;?ffﬁ CHBHROD D DBDIFEEHRESD) TN, BUICL > TRRIEONIZEN G D/cH. BEEOHMEOEEEICIVE

(F2) SEBIBEECEICAXRBEOBAALTHIFT,

(£3) SHEEF1AOZYDZNZNOEREEZ SERBDPOHIEEMETRLUTI00ZFRUIBD T, IEREIMREZNERAALTHY
FI,

(E4) HHFANTVRIIY Y =T 7Y RN'$H 2186, TEREFHE. BMIEEE RS LU Z0MERIF. BRI Y—T7 Y RIL> eS80 S
B, DT7YRICHIETDEDESHET, HHPANTVDIRERTIS (KP—T7 Y RZER, ) H'H256. SBEBEDER. X
BEETHAEN TS EBRAESHET . B, SHRBETISOEIDSIERRFRICHTD [1 70X OBEADEM] HEETE
2HDICOVNTIEF AL T 7Y ROWE| (CRRIDTEELTHIED,
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A OKEEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)
WEES LUREIDRKR

RE(SEERmEL ST
(20184 4 §1381'52018% 1081285 T)
RH £ 70 # ~ % 75
5 o] 7 ol

d Yk |0 # | &= &
0O TH F0O TH

NE RER) 2,866.65887 | 172,323 |3,241.491 | 195,000

(1) B ABREGFEN STIDNHERICLIBRENZSHET,

(¥2) SWMFTELNRS,

(£3) SBEOBMRBEIET,

WS
RESEE ML
(201854 81381520185108128%7)
= 70 ;a;q = = 75 i
= 3 % f
% W |0 ®m|= @ vonm|  # W |0 ®|& @ 7o%E
0O e = 0 e =
GIM TRUST-US HIGH YIELD BOND GIM TRUST-US HIGH YIELD BOND
FUND-CSC CLASS (74 <~zm) |1816:2039] 110,000 60 | FUND-CSC CLASS (A~ vam) 241491 195,000 60
(F1) BEFZE U=,
(2) SBOBEFBFMET,
WFIZEBERA & OGRS WIS EEFEMEDER
201841081 285%
HIEMBPICH T ZFISEFRALOBEIEH U FE = o = /5 B
hoo 8 ¥ b & %
¥ %
. BTSN 695.783 97.8
WHEARERB 4D vF—  TF—TF TR 1 0.0
MI7YR-FT - T7VXAEANIHERT 7~ T 0= zom 5942 5
F OB SAERIERE 711,727 100.0
R ®= 5 W * D) FHEOBIERITREC.
C 7Y PR I mamak =
NEREEEE RS 0O FH %
(TARVEHS)
GIM TRUST-US HIGH YIELD
I RS TR HIGH YIELD N egisoses | 695783 | 994

GE1) HRIRIE, WEERERICYT S5HMEADLEER,
(x2) FHBHERDBALRESTIET.

(2) RIEETES
p FOOMIK| 75 B K
-2 18 ™ =
0 H|0O | 5T i &
FO FO F
FAD - IR— - IF—TFUR 1 1 1

() BARBIEIET,
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BEE. 8. A8 LUBEHEDRS
(2018 58148). (20186 H128). (201847 8128). (2018F8H138). (201854 98128). (20181081285

A OKREEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)

18 =] F 70 B X £ 71 B X £ 72 B X £ 73 B X £ 74 B K £ 75 B X
(A) BE 847,225,890H 822,607,304H 801,040,870M 733,623,124 710,478,594 711,727,356
J-)b-0-VE 22,677,077 42,005,300 29,202,556 21,754,757 23,356,670 15,942,330
REEHR M (TE) 824,547,438 780,600,630 771,836,940 711,866,993 687,120,550 695,783,652
%27%;@%@@) 1,375 1,374 1,374 1,374 1,374 1.374
(B) &f& 17,605,640 34,197,618 21,442,799 16,388,994 16,587,620 11,560,471
ES/NIEE Pl r 15,558,848 15,359,466 15,278,867 15,552,908 10,852,576 10,839,219
RILEEE 1,165,995 18,071,753 5,393,764 - 5,021,228 -
ES/NEEE 874,634 754,735 753,166 813,535 686,886 689,572
ZDRILER 6,163 11,664 17,002 22,551 26,930 31,680
(C) fEELLEA-B) 829,620,250 788,409,686 779,598,071 717,234,130 693,890,974 700,166,885
TR 1,555,884,817 1,535,946,638 1,527,886,718 1,555,290,846 1,550,368,016 1.548,459,946

AR S
(D) ZEEEOH
1505 BEfE(C/D)

A 726,264,567

1,555,884,8170
5,332

A 747,536,952
1,535,946,6380

5,133H

A 748,288,647

1,527,886,7180
5,102

A 838,056,716
1,555,290,84600

4,612

A 856,477,042

1,550,368,0160
4,476H

A 848,293,061

1,548,459,94600
4,522

*ZEO0HIRICHIT DITALAX1,546,424,847H, HERHAR (357088~55758)) PICH T8N0

Znes

BXAE.

TTAEAIF 273,354,036, EFHITTAEEF271,318,937MTY .

% 5575 IR B W DFTEEREE 4,522 T,
* 7SR DRI EREEN LA Z RE> TH Y. ZDEEEE848,293,061HT Y.
.;EEEO):V&}H 708 B2018F4813H ZE2018%F 58148 257388 BH2018F7813H ZE20184 8 §13H
718 B2018F5H815H ZE2018F 6 H12H 7458 B2018F8H14H ZE2018%F 9 H12H
728 B2018F 681380 ZE2018F7H128 Z75H BH2018F9H13H ZE2018%F10812H
Ji2] =] g 70 £ £ 71 £ 72 # £ 73 # £ 74 H % 75 H
(A) EEEINE 10,378,725H 9,564,806 9,643,651H 10,117,646H 9,162,741H 12,288,646H
ZEECEE 10,379,338 9,565,623 9,644,451 10,118,560 9,163,326 12,289,276
SZEFIE - - 4 1 2 1
pziiliSt A 613 | & 817 | & 804 |~ 915 | & 587 | & 631
(B) BifisizFcEE% | ~ 11,898,128 A 22,855,476 1,858,979 A0 70,379,615 A 18,745,355 6,199,136
bpl=tas 36,030 995,817 2,466,499 32,430 243,848 6,372,450
Pt A 11,934,158 | A 23851293 | A 607,520 | A& 70,412,045 | A 18989,203 | & 173.314
(C) {E5t3RMIE AN 880,790 VaN 760,281 VaN 758,744 VaN 819,445 AN 691,645 AN 694,372
(D) 4figH&(A+B+C) | & 2,400,193 |2 14,050,951 10,743,886 |~ 61,081,414 |2 10,274,259 17,793,410
(E) RiEAfEHiIEERS | £2432,821,516 | 2419,776,046 | ~419,371,204 | ~403,540,617 | 465,311,133 | 2479,848,960
(F) BNlfSstEERE | £275,484,010 298,350,489 324,382,462 357,881,777 370,039,074 375,398,292
((E=EZEEEE) ( 400,818,902) |[( 389,706,999) [( 381,316,400) |( 381,877,306) |( 374,434,650) |( 371,642,828)
(FEEEIEHEE) |(4676,302,912) [(4688,057,488) |(A705,698,862) [(A739,759,083) |(Aa744,473,724) [(A747,041,120)
(G) &sH(D+E+F) | 710,705,719 ~732,177,486 733,009,780 822,503,808 845,624,466 837,453,842
(H) &S5 EeE -~ 15,558,848 15,359,466 15,278,867 A 15,552,908 A 10,852,576 A 10,839,219
RHREIERE(GHH) | 2726,264,567 A747,536,952 N748,288,647 838,056,716 856,477,042 848,293,061
BIlEstEERE | £281,544,923 304,905,430 330,653,809 364,136,484 N372,420,554 375,398,292
(Ao 554E242R) (1 394,757,989) |( 383,152,058) |( 375,045,053) |[( 375.622,599) |[( 372,053,170) |( 371.642,828)
(FEBZIENEE) [(0676,302,912) |(4688,057,488) |(A705,698,862) |(A739,759,083) [(A744,473,724) [(&747,041,120)
DECERETLS - - - - = 987,878
iR E AA44,719,644 | £442,631,522 | £417,634,838 | £2473,920,232 | £484,056,488 | ~473,882,647

(1) E5ERMZ(CIHSFERMIC T
(X2) EfsstEREELF. BIEE

HEREESEZESH CRRLTHEIFT,
TETAEDERZVV, TAZ FODHEFBRE LT, L0255 FHmE L TRIESNE Y,

(E3) WHDEEDEBIEIF77R—ID NSDEEDSERE (8 | OXRZEITSRESTN,
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A OKEEEFHET 7V F (BESERE) E&tLI - O-R (BRADER)
B SECEDEEBEIE (F&R)

I8 B £ 70 # F 71 8 £ 72 B £ 73 H £ 74 # £ 75 H
(a) BEEREROESF NG 9,497,935M 8.804,525H 9,007,520 9,298,201H 8,471,096M 11,827,097H
(b) REEFROBMISTESEE 0 0 0 0 0 0
(c) NEsFHEEE 400,818,902 389,706,999 381,316,400 381,877,306 374,434,650 371,642,828
(d) DECHEMBREIISE 0 0 0 0 0 0
(e) ZHpkug&E(a+b+c+d) | 410,316,837 398,511,524 390,323,920 391,175,507 382,905,746 383,469,925
(f) Db 15,558,848 15,359,466 15,278,867 15,552,908 10,852,576 10,839,219
(g) BHgHNECNGE (e — 1) | 394.757.989 383,152,058 375,045,053 375,622,599 372,053,170 372,630,706
(h) ZEERDN 1,555,884,81700 |1,535,946,6380] |1,527,886,718 |1,555,290,8460 |1,550,368,01607 | 1,548,459,9460

IN it p2) fic &= D s 0 5 L)
55 70 HA|5%E 71 HA|SE 72 HA|E 73 HA|SE 74 HA|E 75 HA
1T hOxYHESR| 100 100H 100H 100H 70M 70M

O <HNEEBREI—A>ZIFAOADHSIETNEEF. REBREOEEMEACE IV TEFNICBREVCLE U,

SEEDFH EDEIRWNICDONT

CDEEICE. BRRVLERS [BENERE] & EFERRVCRS [TALRE BRIDESR) | HHUERT.

- DEEBHROEEMENMERITALBES CFERTAZ LOB155(CF. DEEDOLENEBIEEE BRI ET.

- DEE SR OBEMENERTAZ TOSHEICIE. TOSMODEN TALRE WRINEkE) « &Y OENZBEDEET
6—0

- TTAILRE (BRINEEE) HREUCHEGE. PESHERICHITZELOZHEOERITAD SLFTALRE FRIHE
&) EEERRUCERD'. ZOHROELDZHEDERITAER) KT,

- EBHBEZICDOVNTIE. 20.315% (FTEHi15%, EEARIFTERI0.315% B K UMAEL5 %) DFHE(C K2 RRBUNATTED
N, PETZHENMERAINE T, BH. BERSEZTRV. PEDEERFICIHEEHEZERIT D LD TIFT,
ENDZRHEDBS, HEISEBRUET,

- BUADESNZIBEFICIE. LEOABNHEEICRD I ENHUFET. <HULE, BRFERILICBBLEhE LZEL,

- BB OBV DFMBIC DT E LU TR, HBEPIREICTHERIND LZHBBHLET,

LT 7Y REDERERFHHE N1 SA (Z—Y) | SRURHRESMEREFFRREE [J22FN | SA| OBEANR
TY, FERBGEICH T DERWVIC OV TIFERFEREICHBVEHE L IEE L,

[ “ICE BofAML US High Yield Constrained Index” is a service/trade mark of ICE Data Indices, LLC or its affiliates ( “ICE Data” ) and)
has been licensed, along with the ICE BofAML US High Yield Constrained Index ( “Index” ) for use by LICENSEE in connection with
Daiwa US High Yield Bond Fund (the “Fund” ). Neither the LICENSEE nor the Fund, as applicable, is sponsored, endorsed, sold or
promoted by ICE Data. ICE Data makes no representations or warranties regarding the advisability of investing in securities generally,
in the Fund particularly, the ability of the Index to track general stock market performance.

ICE DATA AND ITS RESPECTIVE THIRD PARTY SUPPLIERS MAKE NO EXPRESS OR IMPLIED WARRANTIES, AND HEREBY EXPRESSLY
DISCLAIMS ALL WARRANTIES OF MERCHANTABILITY OR FITNESS FOR A PARTICULAR PURPOSE WITH RESPECT TO THE INDEX,
INDEX VALUES OR ANY DATA INCLUDED THEREIN. IN NO EVENT SHALL ICE DATA HAVE ANY LIABILITY FOR ANY SPECIAL,
PUNITIVE, DIRECT, INDIRECT, OR CONSEQUENTIAL DAMAGES (INCLUDING LOST PROFITS), EVEN IF NOTIFIED OF THE POSSIBILITY
| OF SUCH DAMAGES.”

J
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A ORESEAHBET 7V R (BEERE)

IM rSAK=USNA +A=ILR-RKVF-T7UR
SDISA/"AUDISRA/ "BRLISA"JPYTISRA
ZARISRA/TRYISR /BEELI LT3R

G
U

LITFUR (FATKESENEET 7R BEBEIRE) ~NAA—=)LRT7VR~KR)L - O—R (BAHE
) /SR - @EADER) ISII - UFIL - O—R @EEHEE) /BAM - I—2 (BEHEE)
JSErZIJUAN -SSR O—X @BRYER) NMULd-US- O—XR (BAPER) /@8t Jbh O—X (&8
BOEE) ) FTAXVEOHNEREESE GIM FSAM-USNA - A—)LR-RVR-T7YR USDZ
X/ AUDISRA/ " BRLISRSIPYISR/ZARISA/TRYISR/BETEVUI K - IZR] ([CRE

LTHBUEITH. UTORBIF—BOEEZREITNTDISRZEEL TSI ET,
() 2018F10B12BBRTAF LI 2BHEDRRZIBE#HLTHUEF I,

CKRJLEET)
EfEXRE
2018F 4 B30H
BE
REEEDHER (F@ $229,825,512) $ 226,655,661
RE 2,748
NOVI—IN—F « ~DFEEE 7,560,000
NERBITERNIC KD FHbE 183,352
NI
FAlE S DIRE 2,002,790
FITHRD DRSS 502,627
AR 3,304,006
BESE 240,211,184
afE
HNERBITEZN(C K DFHDE 1,977,327
ES/I
BNBHDIRE 358,842
B I AELES 1,560,886
REBINEREIEZEN 8,732,367
E AL EREN 547,382
BFIRERIN 117,784
REFLERN 29,665
REFB ROBERTHM 25,382
BRI 11,893
REEALEREN 430
TSR GREN 77
BfEaE 13,362,035
WEE $ 226,849,149

78



TAOKRERENHMET 7V F (EEERE)

wEE

JSAA-JPYTISX
J2AB-BRLISXA
JZ5AC-USDIZX
O92AD-AUDIZX
OSAE-ZARISXR
IOSAF-TRYZISXR
JSAG-@BEELI b -

FAT AP ZMAFOH
IJSAA-JPYTISX
J92AB-BRLISRA
JZ5AC-USDIZX
O92AD-AUDISX
JSAE-ZARISX
IOSAF-TRYZISX
IJSAG—\@BEELI b -

SiEEss 1 O Y fHEESR
IJSAA-JPYTISX
O92AB-BRLISXA
JZ5AC-USDISX
O92AD-AUDISX
JSAE-ZARISX
IOSAF-TRYZISX
IJSAG—@BEELI b -

T2

T2

$ 30,124,064
153,054,443
9,257,202
13,743,754

807,007

12,069,573
7,793,106

$ 226,849,149

37.024,560
359,513,303
8,387,462
16,818,382
1,077,121
25,640,131
13,296,492

0.814
0.426
1.104
0.817
0.749
0.471
0.586

RS =2 R = A S I e C
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A ORESEAHBET 7V R (BEERE)

EmstEE
2018F 4 B30HTHK TI2FE
REIREG
SHAIS (RREUNE $ 42,8291E4%) $ 15,447,390
oG CRREUING $ 6,6321%kR%) 15,474
Z DI 260,562
REINGEE 15,723,426
=1
E AR 1,374,745
REFLIRN 173,844
BEIBRUEER IR 164,969
SFIZRERIN 66,960
BB =R 39,636
B IRAIEA RN 29,495
REEFLEREN 14,080
SRt 2,521
BHEE 1,866,250
REMT 13,857,176
KR (1BK) SIUEHDRE (18
KB (BK)
SERE 628,235
HNERBUE | BIUNERBILEZN (4,522,811)
eSS (3.894,576)
FHliEE (18) DOHMZEE :
ALFFIRE (3.469,942)
NERBRES JUNERBREZN (374,254)
FHEEDHMZEE) (3.844,196)
MRS S & UHIEHTE RO (7,738,772)
ERIC K B MEEDE $ 6,118,404
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TAOKRERENHMET 7V F (EEERE)

EES5 DEEHE

1RERHR
20185 4 H30B1RE
TF S EAHH Rk TF
&% (93.1%)
F—ZAKSU7 (0.0%)
& (0.0%)
FMG Resources August 2006 Pty Ltd.
usb 76,370 9.75% due 2022/3/1(a).(b) 84,160 ng 228888
HESE 84,160 '
F—-ANSUTES (@i $83,103) 84,160 USD 200,000
NI (5.5%) USD 1,000,000
118 (5.5%)
Bombardier, Inc. USD 200,000
USD 735,000 7.50% due 2025/3/15(a),(b) 764,400
MEG Energy Corp. USD 290,000
USD 170,000 6.38% due 2023/1/30(a),(b) 153,425
UsD 610,000 6.50% due 2025/1/15(a),(b) 610,122
USD 1,090,000 7.00% due 2024/3/31(a),(b) 978,275
NOVA Chemicals Corp.
USD 460,000 4.88% due 2024/6/1(a),(b) 445,050
USD 280,000 5.25% due 2027/6/1(a).(b) 269,500 usD 600,000
Precision Dirilling Corp.
USD 58,000 6.50% due 2021/12/15(a) 59,160
USD 290,000 7.13% due 2026/1/15(a),(b) 292,900
USD 335,000 7.75% due 2023/12/15(a) 348,819
Quebecor Media, Inc.
USD 785,000 5.75% due 2023/1/15 804,625 Usb 335,000
Valeant Pharmaceuticals International, Inc. Usb 605,000
USD 285,000 5.50% due 2025/11/1(a),(b) 283,575
USD 1,650,000 5.88% due 2023/5/15(a).(b) 1,515,938 UsD 1.505,000
USD 3,220,000 6.13% due 2025/4/15(a).(b) 2,904,343
USD 175,000 6.50% due 2022/3/15(a),(b) 181,563 Usb 495,000
USD 500,000 7.00% due 2024/3/15(a),(b) 527,500 USD 1.280,000
USD 390,000 7.50% due 2021/7/15(a),(b) 396,337
USD 580,000 9.00% due 2025/12/15(a),(b) 587,250 USD 845,000
Videotron Ltd. USD 2,200,000
USD 260,000 5.13% due 2027/4/15(a).(b) 254,800 USD 500,000
USD  750.000 5.38% due 2024/6/15(a).(b) 770,625 USD 780,000
HEEE 12,148,207
hFIEEt (&l $12,131,049) 12,148,207
TS5V (0.7%) usD 385,000
& (0.7%) uUsD 460,000
Altice France S.A. Ush 105,000
USD 830,000 6.00% due 2022/5/15(a),(b) 818,065
USD 315,000 6.25% due 2024/5/15(a),(b) 300,037 USD 385,000
USD 495,000 7.38% due 2026/5/1(a),(b) 479,531
HEEE 1,597,633
75 VA&E (it $1.653,803) 1,597,633
KA (0.3%)
& (0.3%)
IHO Verwaltungs GmbH UsD 600,000
USD 650,000 4.50% due 2023/9/15(a),(b),(c) 638,625 usD 235,000
#HEEE 638,625
R YEEt (Effi $652,204) 638,625 UsD 350,000

FAIWSVR (1.4%)
#Hi&E (1.4%)

Ardagh Packaging Finance PLC
/ Ardagh Holdings USA, Inc.

6.00% due 2025/2/15(a).(b)
7.25% due 2024/5/15(a).(b)
Endo Dac / Endo Finance LLC / Endo Finco, Inc.
5.88% due 2024/10/15(a).(b)
6.00% due 2023/7/15(a).(b)
James Hardie International Finance DAC
4.75% due 2025/1/15(a).(b)
Venator Finance Sarl / Venator Materials LLC
5.75% due 2025/7/15(a).(b)
#HESE

FANSYREE (Bffi $3,549,677)
497 (0.2%)

1% (0.2%)

Wind Tre SpA

5.00% due 2026/1/20(a).(b)
#HESE

A9U7EE (@i $572,788)
WIEYITIT (4.2%)

#1E (4.2%)

Altice Financing S.A.

6.63% due 2023/2/15(a).(b)
7.50% due 2026/5/15(a).(b)
Altice Luxembourg S.A.
7.75% due 2022/5/15(a).(b)
Dana Financing Luxembourg Sarl
6.50% due 2026/6/1(a).(b)
INEOS Group Holdings S.A.
5.63% due 2024/8/1(a).(b)
Intelsat Jackson Holdings S.A.
5.50% due 2023/8/1(a)
7.25% due 2020/10/15(2)
8.00% due 2024/2/15(a).(b)
9.75% due 2025/7/15(a).(b)

Mallinckrodt International Finance
S.A. / Mallinckrodt CB LLC

5.50% due 2025/4/15(a).(b)
5.63% due 2023/10/15(a).(b)
5.75% due 2022/8/1(a).(b)

Trinseo Materials Operating SCA
/ Trinseo Materials Finance, Inc.

5.38% due 2025/9/1(a).(b)
#HESE

W7ty I8E5 (i $9,821,406)
F3509 (1.6%)

& (1.6%)

Alcoa Nederland Holding BV
6.75% due 2024/9/30(a).(b)
7.00% due 2026/9/30(a).(b)
Constellium NV

5.75% due 2024/5/15(a).(b)

i

980.913
907.300

188,250
727,500

195,000

288,550
3.287.513
3,287,513

503,640
503.640
503,640

335,000
595,925

1,437,275
513,563
1,292,800
709,800
2,147,750

528,125
765,375

289,472
359,950
87.412

379,225
9.441.672
9,441,672

643,506
256,150

343,875
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usb

usb

usb

usb

usb

usb

usb

usb

usb

usb
usb

usb

usb

usb
usb

usb
usb

usb

usb
usb

usb
usb

usb
usb

usb

TE SIS DEAHE FHEE
Fiat Chrysler Automobiles NV

415,000 5.25% due 2023/4/15 431,081
NXP BV / NXP Funding LLC

720,000 4.63% due 2023/6/1(b) 724,950
Sensata Technologies BV

155,000 4.88% due 2023/10/15(b) 156,259
UPCB Finance IV Ltd.

.035,000 5.38% due 2025/1/15(a).(b) 1.011.713
#HREE 3.567.534
F5V9E5 (il $3,572,088) 3,567,534
HE (1.0%)

& (1.0%)
International Game Technology PLC

580,000 6.50% due 2025/2/15(a).(b) 618,425
Sensata Technologies UK Financing Co. PLC

195,000 6.25% due 2026/2/15(a).(b) 1,242,322
Virgin Media Secured Finance PLC

515,000 5.50% due 2025/1/15(a).(b) 500,837
HESE 2,361,584
RESE (&l $2.308,102) 2,361,584
KE (78.2%)

ERiRttfE (0.2%)
Chesapeake Energy Corp.

165,000 5.50% due 2026/9/15 144,144
DISH Network Corp.

420,000 3.38% due 2026/8/15 381,159
ICRHHRSET 525,303
& (78.0%)
21st Century Oncology, Inc.

8,989 10.00% due 2023/4/30(a).(b).(c) 7,922
1,088 11.00% due 2023/5/1 43,291
ACCO Brands Corp.

265,000 5.25% due 2024/12/15(a).(b) 265,000
Adient Global Holdings Ltd.

555,000 4.88% due 2026/8/15(a).(b) 518,925
ADT Corp.

735,000 3.50% due 2022/7/15 686,766

135,000 4.13% due 2023/6/15 126,310
AES Corp.

244,000 5.50% due 2025/4/15(a) 249,490

75,000 6.00% due 2026/5/15(a) 78,375
Air Medical Group Holdings, Inc.

740,000 6.38% due 2023/5/15(a).(b) 708,550

Albertsons Cos LLC / Safeway, Inc. /
New Albertson's, Inc. / Albertson's LLC
75,000 5.75% due 2025/3/15(a) 65,344

315,000 6.63% due 2024/6/15(a) 293,344
Allison Transmission, Inc.

175,000 5.00% due 2024/10/1(a).(b) 171,885
Ally Financial, Inc.

575,000 4.63% due 2022/5/19 580,031

550,000 4.63% due 2025/3/30 544,500

390,000 5.75% due 2025/11/20(a) 403,163
Alta Mesa Holdings LP / Alta
Mesa Finance Services Corp.

215,000 7.88% due 2024/12/15(a) 222,525

A ORESEAHBET 7V R (BEERE)

K

SESF DR

usb
usb

usb
usb
usb
usb
usb

usb
usb

usb
usb

usb
usb

usb

usb
usb

usb

usb

usb

usb
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AMC Entertainment Holdings, Inc.
5.75% due 2025/6/15(a)
5.88% due 2026/11/15(a)
AMC Networks, Inc.

5.00% due 2024/4/1(a)
American Axle & Manufacturing, Inc.
6.25% due 2025/4/1(a)
6.25% due 2026/3/15(a)
6.50% due 2027/4/1(a)
American Woodmark Corp.
4.88% due 2026/3/15(a).(b)
AmeriGas Partners LP / AmeriGas Finance Corp.
5.50% due 2025/5/20(a)
5.88% due 2026/8/20(a)
Amkor Technology. Inc.
6.38% due 2022/10/1(a)
6.63% due 2021/6/1(a)
Andeavor Logistics LP / Tesoro Logistics Finance Corp
5.25% due 2025/1/15(a)
6.38% due 2024/5/1(a)

Antero Midstream Partners LP /
Antero Midstream Finance Corp.

5.38% due 2024/9/15(a)
Antero Resources Corp.
5.13% due 2022/12/1(a)
5.63% due 2023/6/1(a)
Aramark Services, Inc.
5.00% due 2028/2/1(a).(b)
Arconic, Inc.

5.90% due 2027/2/1
Ascend Learning LLC

6.88% due 2025/8/1(a).(b)
Avantor, Inc.

6.00% due 2024/10/1(a).(b)
Avis Budget Car Rental LLC / Avis Budget Finance, Inc
5.50% due 2023/4/1(a)
6.38% due 2024/4/1(a).(b)
Axalta Coating Systems LLC
4.88% due 2024/8/15(a).(b)
Bank of America Corp.
5.99% due 2018/7/30(a).(d).(e)
Blue Racer Midstream LLC / Blue Racer Finance Corp.
6.13% due 2022/11/15(a).(b)
Boise Cascade Co.

5.63% due 2024/9/1(a).(b)
BWAY Holding Co.

5.50% due 2024/4/15(a).(b)
Calpine Corp.

5.25% due 2026/6/1(a).(b)
Carrizo Oil & Gas, Inc.
6.25% due 2023/4/15(a)
8.25% due 2025/7/15(a)
CBS Radio, Inc.

7.25% due 2024/11/1(a).(b)
CCO Holdings LLC / CCO Holdings Capital Corp.
5.00% due 2028/2/1(a).(b)

gl

373,450
111,981

733,125
729,781
673,200
392,907
337,750

324,225
153,838

646,538
704,256

215,250
218,325

467,650

633,150
337,012

267,781

506,231

218,763

396,975

480,150
949,400

241,800

537,675

953,250

65,813

276,375

258,356

333,125
198,414

355,250

872,594
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USD 485,000 5.13% due 2027/5/1(a).(b) 454,430

USD 320,000 5.38% due 2025/5/1(a).(b) 314,600

USD 690,000 5.50% due 2026/5/1(a).(b) 671,853

USD 2,240,000 5.75% due 2026/2/15(a).(b) 2,223,200

USD 1,785,000 5.88% due 2024/4/1(a).(b) 1.809.812
CDK Global, Inc.

USD 130,000 4.88% due 2027/6/1(a) 124,800
CDW LLC 7 CDW Finance Corp.

UsD 95,000 5.00% due 2025/9/1(a) 94,639
Central Garden & Pet Co.

USD 315,000 5.13% due 2028/2/1(a) 298,463

USD 455,000 6.13% due 2023/11/15(a) 474,337
CenturyLink, Inc.

USD 960,000 6.75% due 2023/12/1 952,800
Chemours Co.

USD 530,000 6.63% due 2023/5/15(a) 557,163
Cheniere Corpus Christi Holdings LLC

USD 315,000 5.13% due 2027/6/30(a) 307.125

USD 370,000 5.88% due 2025/3/31(a) 381,455
Chesapeake Energy Corp.

USD 502,000 8.00% due 2022/12/15(a).(b) 532,120

USD 930,000 8.00% due 2025/1/15(a).(b) 901,635

USD 590,000 8.00% due 2027/6/15(a).(b) 567.875
Cinemark USA, Inc.

USD 265,000 4.88% due 2023/6/1(a) 261,687
Citigroup. Inc.

USD 275,000 5.80% due 2019/11/15(a).(d).(e) 283,594

USD 290,000 5.88% due 2020/3/27(a).(d).(e) 297.975

USD 45,000 5.95% due 2025/5/15(a).(d).(e) 45,562
Claire's Stores, Inc.

USD 805,000 9.00% due 2019/3/15(a).(b).(f) 474,950
Clear Channel Worldwide Holdings, Inc.

USD 4,120,000 6.50% due 2022/11/15(a) 4,210,031

USD 990,000 7.63% due 2020/3/15(a) 992,475
Cogent Communications Finance, Inc.

USD 1,095,000 5.63% due 2021/4/15(a).(b) 1,100,475
Cogent Communications Group, Inc.

USD 625,000 5.38% due 2022/3/1(a).(b) 639,844
CommScope Technologies LLC

USD 1,425,000 6.00% due 2025/6/15(a).(b) 1,464,187
CommScope, Inc.

USD 50,000 5.50% due 2024/6/15(a).(b) 50,875
Constellation Merger Sub, Inc.

USD 490,000 8.50% due 2025/9/15(a).(b) 477,750
Continental Resources, Inc.

UsSD 10,000 4.50% due 2023/4/15(a) 10,125

USD 45,000 5.00% due 2022/9/15(a) 45,731
Cooper-Standard Automotive, Inc.

USD 545,000 5.63% due 2026/11/15(a).(b) 540,913
Core & Main LP

USD 230,000 6.13% due 2025/8/15(a).(b) 225,400
CoreCivic, Inc.

USD 525,000 4.63% due 2023/5/1(a) 519,750
Coty, Inc.

USD 610,000 6.50% due 2026/4/15(a).(b) 593,225
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Covey Park Energy LLC / Covey Park Finance Corp.
7.50% due 2025/5/15(a).(b)

Crestwood Midstream Partners LP /
Crestwood Midstream Finance Corp.

6.25% due 2023/4/1(a)
CSC Holdings LLC

6.63% due 2025/10/15(a).(b)
10.13% due 2023/1/15(a).(b)
10.88% due 2025/10/15(a).(b)
Dana, Inc.

6.00% due 2023/9/15(a)
DaVita, Inc.

5.00% due 2025/5/1(a)

Dell International LLC / EMC Corp.
5.45% due 2023/6/15(a).(b)
6.02% due 2026/6/15(a).(b)
Delphi Technologies PLC
5.00% due 2025/10/1(b)
Denbury Resources, Inc.
9.25% due 2022/3/31(a).(b)
Diamondback Energy, Inc.
5.38% due 2025/5/31(a).(b)
DISH DBS Corp.

5.00% due 2023/3/15
5.88% due 2022/7/15
5.88% due 2024/11/15
7.75% due 2026/7/1

DJO Finance LLC / DJO Finance Corp.
8.13% due 2021/6/15(a).(b)
Encompass Health Corp.
5.75% due 2025/9/15(a)
Energizer Holdings, Inc.
5.50% due 2025/6/15(a).(b)
Entegris, Inc.

4.63% due 2026/2/10(a).(b)
EP Energy LLC / Everest Acquisition Finance, Inc.
8.00% due 2024/11/29(a).(b)
8.00% due 2025/2/15(a).(b)
9.38% due 2024/5/1(a).(b)
Equinix, Inc.

5.88% due 2026/1/15(a)

FGI Operating Co. LLC / FGI Finance, Inc.
7.88% due 2020/5/1(a).(f)
First Data Corp.

5.38% due 2023/8/15(a).(b)
5.75% due 2024/1/15(a).(b)
Freeport-McMoRan, Inc.
3.88% due 2023/3/15(a)
Frontier Communications Corp.
6.88% due 2025/1/15(a)
8.50% due 2026/4/1(a).(b)
11.00% due 2025/9/15(a)
Gartner, Inc.

5.13% due 2025/4/1(a).(b)
Gates Global LLC / Gates Global Co.
6.00% due 2022/7/15(a).(b)

gl

417,075

593,775
206,250
687,425
544,040
874,575
540,189

415,460
418,914

601,172
470,731
202,719
1,312,369
1,112,897
2,630,363
404,672
1,046,306
884,463
660,012
453,550
372,600
141,000
852,975
496,800

180,187

1,351,235
2,516,063

805,350
143,937
379.275
1,009,263
255,561

367,537
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GCl, Inc.

USD 650,000 6.75% due 2021/6/1(a) 656,500

USD 310,000 6.88% due 2025/4/15(a) 324,725
GCP Applied Technologies, Inc.

USD 355,000 5.50% due 2026/4/15(a).(b) 353,225
General Cable Corp.

USD 1,160,000 5.75% due 2022/10/1(a) 1,191,030
GEO Group, Inc.

UsSD 60,000 5.13% due 2023/4/1(a) 59,250

USD 555,000 5.88% due 2022/1/15(a) 569,569

USD 510,000 5.88% due 2024/10/15(a) 507.450

USD 230,000 6.00% due 2026/4/15(a) 226,619
Goodyear Tire & Rubber Co.

USD 165,000 5.00% due 2026/5/31(a) 157,163
Gulfport Energy Corp.

USD 135,000 6.00% due 2024/10/15(a) 128,250

UsSD 95,000 6.63% due 2023/5/1(a) 95,475
Halcon Resources Corp.

USD 560,000 6.75% due 2025/2/15(a) 559,300
Hanesbrands, Inc.

USD 145,000 4.63% due 2024/5/15(a).(b) 139,925
HCA., Inc.

USD 55,000 5.25% due 2025/4/15 55,687

USD 875,000 5.25% due 2026/6/15(a) 879,375

USD 3,550,000 5.38% due 2025/2/1 3,532,250

USD 1,930,000 5.88% due 2026/2/15(a) 1,954,125

UsD 1,780,000 7.50% due 2022/2/15 1,958,000
Herc Rentals, Inc.

uUsD 70,000 7.50% due 2022/6/1(a).(b) 74,200

USD 683,000 7.75% due 2024/6/1(a).(b) 737,299
Hertz Corp.

USD 1,195,000 5.50% due 2024/10/15(a).(b) 1,000,812

USD 535,000 6.25% due 2022/10/15(a) 503,328

USD 785,000 7.63% due 2022/6/1(a).(b) 799,719
Hess Infrastructure Partners LP / Hess
Infrastructure Partners Finance Corp.

USD 220,000 5.63% due 2026/2/15(a).(b) 222,200
Hexion, Inc.

USD 955,000 6.63% due 2020/4/15(a) 896,506
High Ridge Brands Co.

USD 415,000 8.88% due 2025/3/15(a).(b) 290,500
Hillman Group, Inc.

USD 760,000 6.38% due 2022/7/15(a).(b) 735,361
Hill-Rom Holdings, Inc.

USD 90,000 5.00% due 2025/2/15(a).(b) 89,373

USD 590,000 5.75% due 2023/9/1(a).(b) 609,175
Hilton Domestic Operating Co., Inc.

UsSD 50,000 4.25% due 2024/9/1(a) 48,048
Hilton Grand Vacations Borrower LLC/
Hilton Grand Vacations Borrower, Inc.

USD 125,000 6.13% due 2024/12/1(a) 132,200
Hilton Worldwide Finance LLC /
Hilton Worldwide Finance Corp.

USD 230,000 4.63% due 2025/4/1(a) 223,054

USD 115,000 4.88% due 2027/4/1(a) 111,263
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Hologic. Inc.

4.38% due 2025/10/15(a),(b)
HRG Group. Inc.

7.75% due 2022/1/15(a)
Hughes Satellite Systems Corp.
5.25% due 2026/8/1

6.63% due 2026/8/1
Huntsman International LLC
5.13% due 2022/11/15(a)
iHeartCommunications, Inc.
9.00% due 2021/3/1(a).(f)
10.63% due 2023/3/15(a).(f)

Infinity Acquisition LLC / Infinity
Acquisition Finance Corp.

7.25% due 2022/8/1(a).(b)
Infor Software Parent LLC / Infor Software Parent, Inc.
7.13% due 2021/5/1(a).(b).(c)
Infor US, Inc.

6.50% due 2022/5/15(a)
Informatica LLC

7.13% due 2023/7/15(a).(b)
Interval Acquisition Corp.
5.63% due 2023/4/15(a)

inVentiv Group Holdings, Inc. / inVentiv
Health, Inc. / inVentiv Health Clinical, Inc.

7.50% due 2024/10/1(a).(b)
IQVIA, Inc.

5.00% due 2026/10/15(a).(b)
Jack Ohio Finance LLC / Jack Ohio Finance 1 Corp.
6.75% due 2021/11/15(a).(b)
Jagged Peak Energy LLC
5.88% due 2026/5/1(a).(b)
JC Penney Corp.. Inc.
6.38% due 2036/10/15
Jeld-Wen, Inc.

4.63% due 2025/12/15(a).(
4.88% due 2027/12/15(a).(
Kindred Healthcare, Inc.
8.75% due 2023/1/15(a)
Kinetic Concepts, Inc. / KCI USA, Inc.
7.88% due 2021/2/15(a).(b)
Kratos Defense & Security Solutions, Inc.
6.50% due 2025/11/30(a).(b)
Kronos Acquisition Holdings, Inc.
9.00% due 2023/8/15(a).(b)
L Brands, Inc.

6.75% due 2036/7/1
Laredo Petroleum, Inc.
5.63% due 2022/1/15(a)
Level 3 Financing, Inc.
5.38% due 2024/1/15(a)
5.38% due 2025/5/1(a)
5.63% due 2023/2/1(a)
Level 3 Parent LLC

5.75% due 2022/12/1(a)
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b
b)
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303,188

437,750

215,050
109.175

311.190

769,587
193,550

613,800

977.275

,847,300

885,000

542,100

454,750

493,125

924,088

110,413

306,250

220,225
122,525

023,044

720,298
275,216
386.775
407.813
434,300

94,050
679,443

197.681

518,862
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Live Nation Entertainment, Inc.

USD 90,000 4.88% due 2024/11/1(a).(b) 88,088
LSB Industries, Inc.

USD 331,000 9.63% due 2023/5/1(a).(b) 332,241
LTF Merger Sub, Inc.

UsSD 750,000 8.50% due 2023/6/15(a).(b) 785,625
MagnaChip Semiconductor Corp.

USD 815,000 6.63% due 2021/7/15(a) 784,437
Mattel, Inc.

USD 800,000 6.75% due 2025/12/31(a).(b) 778,880
Meredith Corp.

USD 365,000 6.88% due 2026/2/1(a).(b) 369,088
MGM Growth Properties Operating
Partnership LP / MGP Finance Co-Issuer, Inc.

USD 120,000 4.50% due 2026/9/1(a) 112,800

USD 100,000 4.50% due 2028/1/15(a) 92,000

USD 180,000 5.63% due 2024/5/1(a) 183,604
MGM Resorts International

UsD 1,070,000 6.00% due 2023/3/15 1,119,487

USD 2,195,000 7.75% due 2022/3/15 2,436,450
Microsemi Corp.

USD 894,000 9.13% due 2023/4/15(a).(b) 985,635
Midcontinent Communications
/ Midcontinent Finance Corp.

USD 595,000 6.88% due 2023/8/15(a).(b) 624,750
MPLX LP

USD 1,085,000 5.50% due 2023/2/15(a) 1,110,769
Nabors Industries, Inc.

USD 395,000 5.75% due 2025/2/1(a).(b) 374,263
Neiman Marcus Group Ltd. LLC

UsSD 770,000 8.00% due 2021/10/15(a).(b) 519,750

USD 340,149 8.75% due 2021/10/15(a).(b).(c) 231,301
Netflix, Inc.

USD 55,000 4.38% due 2026/11/15 51,408

USD 500,000 4.88% due 2028/4/15(b) 471,875

USD 436,000 5.88% due 2028/11/15(b) 434,910
Nexstar Broadcasting, Inc.

USD 335,000 6.13% due 2022/2/15(a).(b) 344,631
NGPL PipeCo LLC

USD 375,000 4.38% due 2022/8/15(a).(b) 373,125

USD 95,000 4.88% due 2027/8/15(a).(b) 92,269
Nielsen Finance LLC / Nielsen Finance Co.

USD 1,060,000 5.00% due 2022/4/15(a).(b) 1,068,056
Noranda Aluminum Acquisition Corp(f)

UsD 1,175,000 11.00% due 2019/6/1 12
Novelis Corp.

USD 245,000 5.88% due 2026/9/30(a).(b) 243,163

USD 190,000 6.25% due 2024/8/15(a).(b) 193,562
NRG Energy. Inc.

USD 785,000 6.25% due 2022/7/15(a) 804,625
Oasis Petroleum, Inc.

USD 240,000 6.25% due 2026/5/1 240,000

USD 185,000 6.50% due 2021/11/1(a) 189,625

USD 535,000 6.88% due 2022/3/15(a) 551,050

USD 525,000 6.88% due 2023/1/15(a) 538,781
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Oshkosh Corp.

5.38% due 2025/3/1(a)
Parsley Energy LLC / Parsley Finance Corp.
5.25% due 2025/8/15(a).(b)
5.38% due 2025/1/15(a).(b)
5.63% due 2027/10/15(a).(b)
PetSmart, Inc.

5.88% due 2025/6/1(a).(b)
7.13% due 2023/3/15(a).(b)
8.88% due 2025/6/1(a).(b)
Plantronics, Inc.

5.50% due 2023/5/31(a).(b)
Post Holdings, Inc.

5.50% due 2025/3/1(a).(b)
5.63% due 2028/1/15(a).(b)
5.75% due 2027/3/1(a).(b)
Prestige Brands, Inc.

6.38% due 2024/3/1(a).(b)
Qwest Capital Funding, Inc.(f)
7.75% due 2031/2/15
Rackspace Hosting, Inc.
8.63% due 2024/11/15(a).(b)
Rain ClI Carbon LLC / Cll Carbon Corp.
7.25% due 2025/4/1(a).(b)
Range Resources Corp.
4.88% due 2025/5/15(a)
5.00% due 2022/8/15(a)
5.00% due 2023/3/15(a)
RBS Global, Inc. / Rexnord LLC
4.88% due 2025/12/15(a).(b)
Reichhold Industries, Inc.
9.00% due 2018/5/1(a).(b).(f)

Reynolds Group Issuer, Inc. / Reynolds
Group Issuer LLC'/ Reynolds Group lssuer Lu

5.75% due 2020/10/15(a)
6.88% due 2021/2/15(a)
7.00% due 2024/7/15(a).(b)
RHP Hotel Properties LP / RHP Finance Corp.
5.00% due 2021/4/15(a)
Rite Aid Corp.

6.13% due 2023/4/1(a).(b)
Riverbed Technology, Inc.
8.88% due 2023/3/1(a).(b)
RSP Permian, Inc.

5.25% due 2025/1/15(a)
6.63% due 2022/10/1(a)
RTSX

10.00% due 2031/3/23
Sabra Health Care LP

5.13% due 2026/8/15(a)
Sabre GLBL, Inc.

5.25% due 2023/11/15(a),(b)
5.38% due 2023/4/15(a).(b)
Sanchez Energy Corp.
6.13% due 2023/1/15(a)

ERali]
273,613
274,312
130.325
207,563
423,325
725,000
251,212
385,000
496,162
243,525
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190,950
279,837
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597,400
319,341

73,687
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489,387
115,719
734,969

115,625

139,388
437,850

267,019

336.351

332,888
782,517

274,436
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SBA Communications Corp.
485,000 4.88% due 2024/9/1(a) 466,206
Scotts Miracle-Gro Co.

90,000 5.25% due 2026/12/15(a) 87.975

735,000 6.00% due 2023/10/15(a) 768,832
Service Corp. International

,295,000 7.50% due 2027/4/1 1,476,300
Sinclair Television Group, Inc.

185,000 5.13% due 2027/2/15(a).(b) 171,588

195,000 5.63% due 2024/8/1(a).(b) 193,050

630,000 6.13% due 2022/10/1(a) 648,112
Sirius XM Radio, Inc.

95,000 5.00% due 2027/8/1(a).(b) 90.488
.065,000 5.38% due 2025/4/15(a).(b) 1,059,675
370,000 5.38% due 2026/7/15(a).(b) 363,525
.395,.000 6.00% due 2024/7/15(a).(b) 1,433,641

Six Flags Entertainment Corp.
185,000 4.88% due 2024/7/31(a).(b) 180,782
SM Energy Co.
170,000 6.13% due 2022/11/15(a) 171,700
405,000 6.50% due 2021/11/15(a) 411,075
130,000 6.50% due 2023/1/1(a) 130,325
Southwestern Energy Co.
305,000 4.10% due 2022/3/15(a) 296,612
745,000 6.45% due 2025/1/23(a) 730,100
205,000 7.50% due 2026/4/1(a) 210.637
205,000 7.75% due 2027/10/1(a) 211,663
Spectrum Brands, Inc.
260,000 5.75% due 2025/7/15(a) 259,753
Sprint Capital Corp.
USD 2,404,000 8.75% due 2032/3/15 2,754,082
Sprint Corp.
USD 2,835,000 7.63% due 2025/2/15(a) 2,983,837
145,000 7.63% due 2026/3/1(a) 152,794
USD 2,590,000 7.88% due 2023/9/15 2,777.775
SPX FLOW, Inc.
180,000 5.63% due 2024/8/15(a).(b) 182,250
250,000 5.88% due 2026/8/15(a).(b) 255,000
Standard Industries, Inc.
620,000 4.75% due 2028/1/15(a).(b) 578,150
Staples, Inc.
985,000 8.50% due 2025/9/15(a).(b) 920,975
Summit Midstream Holdings LLC /
Summit Midstream Finance Corp.
275,000 5.75% due 2025/4/15(a) 262,345
Sunoco LP / Sunoco Finance Corp.
120,000 4.88% due 2023/1/15(a).(b) 118,136
170,000 5.50% due 2026/2/15(a).(b) 164,050
Tallgrass Energy Partners LP /
Tallgrass Energy Finance Corp.
610,000 5.50% due 2028/1/15(a).(b) 608,475
Targa Resources Partners LP / Targa
Resources Partners Finance Corp.

55,000 4.25% due 2023/11/15(a) 51,975
305,000 5.00% due 2028/1/15(a).(b) 282,125
130,000 5.13% due 2025/2/1(a) 126,100
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usb
usb
usb

usb

usb

usb
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usb
usb

usb

335,000
840,000

10,000
225,000
355,000
950,000

880,000

.185,000

230,000

,255,000

285,000

425,000

983,000

385,000
800,000

.105.,000

460,000

350,000

670,000

330.000

585,000
345,000

620,000
740,000
205,000
330.000

645,000

145,000

245,000

,040,000

470,000
785,000

641,919

USD 1,105,000

5.88% due 2026/4/15(a).(b)
6.75% due 2024/3/15(a)
TEGNA, Inc.

4.88% due 2021/9/15(a).(b)
5.50% due 2024/9/15(a).(b)
6.38% due 2023/10/15(a)
Tempur Sealy International, Inc.
5.50% due 2026/6/15(a)
Tenet Healthcare Corp.
4.50% due 2021/4/1

6.75% due 2023/6/15
7.50% due 2022/1/1(a).(b)
8.13% due 2022/4/1
Tenneco, Inc.

5.00% due 2026/7/15(a)
Terex Corp.

5.63% due 2025/2/1(a).(b)
Tl Group Automotive Systems LLC
8.75% due 2023/7/15(a).(b)
T-Mobile USA, Inc.

6.38% due 2025/3/1(a)
6.50% due 2024/1/15(a)
6.50% due 2026/1/15(a)
TransDigm, Inc.

6.50% due 2025/5/15(a)
Transocean, Inc.

7.50% due 2026/1/15(a).(b)
TreeHouse Foods, Inc.
6.00% due 2024/2/15(a).(b)
TriMas Corp.

4.88% due 2025/10/15(a),(b)
Triumph Group, Inc.

4.88% due 2021/4/1(a)
7.75% due 2025/8/15(a)
United Rentals North America, Inc.
4.88% due 2028/1/15(a)
5.50% due 2027/5/15(a)
5.75% due 2024/11/15(a)
5.88% due 2026/9/15(a)
United States Cellular Corp.
6.70% due 2033/12/15

Uniti Group LP_/ Unitj Fiber
Holdings, Inc. / CSL Capital LLC

7.13% due 2024/12/15(a).(b)

Uniti Group LP_/ Uniti Groug
Finance, Inc. / CSL Capital LL

6.00% due 2023/4/15(a),(b)
8.25% due 2023/10/15(a)
Valeant Pharmaceuticals International
6.75% due 2021/8/15(a).(b)
7.25% due 2022/7/15(a),(b)
VICI Properties 1 LLC / VICI FC, Inc.
8.00% due 2023/10/15(a)
Vista Outdoor, Inc.

5.88% due 2023/10/1(a)

it
332,554
877,800
10,125
228,937
366,538
900,125
872,300
1,165,003
242,362
1,306,769
266,475
422,875
1,032,150
404,250
838,000
1,174,416
468,050
353,500
666,650
317,625

567.450
353,625

587,450
736,300
211,662
344,025

678,862

133.309

239,487
995,800

472,938
791,790

714,135

1.030.413
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TE SIS DEAHE FHEE
Vistra Energy Corp.
50,000 7.63% due 2024/11/1(a) 53,750
Wabash National Corp.
320,000 5.50% due 2025/10/1(a).(b) 312,000
Weatherford International Ltd.
100,000 9.88% due 2024/2/15(a) 96,250
Welbilt, Inc.
405,000 9.50% due 2024/2/15(a) 449,550
Whiting Petroleum Corp.
145,000 5.75% due 2021/3/15(a) 148,444
630.000 6.25% due 2023/4/1(a) 648,112
130,000 6.63% due 2026/1/15(a).(b) 133,250
WildHorse Resource Development Corp.
575,000 6.88% due 2025/2/1(a).(b) 583,625
Windstream Services LLC / Windstream Finance Corp.
25,000 6.38% due 2023/8/1(a) 14,625
130,000 7.75% due 2020/10/15(a) 111,475
USD 2,632,000 8.75% due 2024/12/15(a).(b) 1,572,620
WMG Acquisition Corp.
110,000 4.88% due 2024/11/1(a).(b) 107.800
98,000 5.63% due 2022/4/15(a).(b) 100,205
WPX Energy, Inc.
748,000 6.00% due 2022/1/15(a) 779,790
WR Grace & Co.-Conn
200,000 5.63% due 2024/10/1(b) 206,500
\Wynn Las Vegas LLC / Wynn Las Vegas Capital Corp.
USD 1,085,000 5.50% due 2025/3/1(a).(b) 1,080,009
XPO Logistics, Inc.
175,000 6.13% due 2023/9/1(a).(b) 181,125
585,000 6.50% due 2022/6/15(a),(b) 604,012
Zayo Group LLC / Zayo Capital, Inc.
525,000 6.00% due 2023/4/1(a) 540,750
520.000 6.38% due 2025/5/15(a) 538,304
HESE 176,929,169
RESE (& $182,645,801) 177,454,472
&5 (Hf@ $216,990,021) 211,085,040
HREL
BiEtk (3.3%)
TARVEE (1.3%)
3,017 Reichhold 2,986,830
a4 vEESEt (&l $0) 2,986,830
KE (2.0%)
34,653 UCI International, Inc. 628,086
36,629 VICI Properties, Inc. 665,915
69,543 Caesars Entertainment Corp. 789,313
138,160 VICI Properties, Inc. 2,511,749
KESS (&l $5.135,390) 4,595,063
ZiEast (8 $5,135,390) 7,581,893
Bt (0.2%)
KE (0.2%)
1,686 RTSX 398,418
KESE (Eifi $113,985) 398,418
BEHGEt (Eff $113,985) 398,418

I SIS DEAHE FHEE
957k (0.0%)
KE (0.0%)
1,221 Jack Cooper Enterprises, Inc. 0.00% -
2,471 Jack Cooper Enterprises, Inc. 0.00% —
KESE (&l $-4.194) -
IS5V haEt (Eif $-4,194) -

EHER (3.3%)
=E (3.3%)
EHFEE (3.3%)
ANZ National Bank

uUsD 7,590,310 1.00% due 2018/5/1 7,590,310
EHRFEE ST 7,590,310
RESE (&l $7.590,310) 7,590,310
EHEMSE (@l $7,590.310) 7,590,310
HUEE(C
ah3EE

RERE (B $229,825,512) 99.9% $ 226,655,661
BEZBRT 3REBLVZOMOEE 0.1 193,488
fan=iz4 100.0% $ 226,849,149

(a) BERBENEIES.

(b) 144AGEZ, 1933FMFET144AIL—ILICH ST, EFHRERS
NTVBBEIMEES. SFEARRSNcEE. BRIHERHERER
[CERFED OIREC I o H5ICHTY DERUVRY . B ML (ERE N
BOVERRBRENETE Ao

(0) BYIBEEss. RITHRDOHEICKY . FENREHIC(TEINTHT
SNBEHELEZS CHONET,

(d) 20184 4 B30BRROEENFINT .

(e) XAf&Eo

0 FT7#IL S UIES.

RERARO I N TOEIMES HERRHTORROYMICEIVTE
MEEZFDPREM TIER <. URTDFREEICK > THRINTVET,
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A UKEREIHET 7V R (BEERE)
20185 4 A30BRED T 7 ¥ RUNILOANERELEZENES (EEED0.0%) *

BU\ EGSIEF ZHEE REH 7Y ENEERH Eraliife i (18) HETET (8)
JPY  HSBC Bank 20,000,000 2018/5/8 usb 183,366 $ - $ (524) % (524)
USD  HSBC Bank 45,842 2018/5/8 JPY 5,000,000 131 - 131
USD  HSBC Bank 183,366 2018/5/8 JPY 20,000,000 524 - 524
USD  HSBC Bank 55,010 2018/5/8 JPY 6,000,000 157 - 157
$ 812 $ (524) % 288
20185 4 A30BRENT SAA —PYT S ADAERBTTEZNEE (HEED—-0.1%) *
BU EGSIEF ZEER REH 7Y BEHNEER ERaliife i (18) HETET~ (18)
JPY  HSBC Bank 3,281,740,383 2018/6/4 UsD 30,231,656 $ - $ (171.853) % (171,853)
20185 4 A30HIRAENT S A B —BRLY S A DAHEHELER%RE (HWEEDN—-0.7%) *
B\ BGIEF ZHEER REE 5 WSS Eraliifa FHE (1) TETfiiss (48
BRL HSBC Bank 531,844,980 2018/6/4 USD 153,529,422 $ - $ (1.548669) % (1,548,669)
20185 4 H30BIRENT SAD —~AUDT S ADNEAETERRNES (EED—0.1%) *
BU EGIEF ZEER REE 7Y BENEEE ERalife i (18) HETET~ (18)
AUD HSBC Bank 18,238,936 2018/6/4 UsSD 13,890,965 $ - $ (122,356) % (122,356)
20185 4 H30BRED Y SR E —ZART S ADNERBFTEEENES HWBEEDO0.0%) *
B\ ESIHEF LT RiEE 7Y PEEE Eaaliey Pl (48) TEHTEiR ~ (18)
ZAR HSBC Bank 10,062,316 2018/6/4 usb 811,602 $ - $ (9.381) % (9.381)
20185 4 A30BREDN T SR F —~TRYT S ZADHNERBLERNES (WEED.0%) *
B\ EGIEF ZWEER REE e NS FHiffifs FHE (18) HsHiEE~ (18)
TRY HSBC Bank 48,218,360 2018/6/4 UsD 11,651,405 $ 81,041 $ - $ 81,041
2018F 4 A30BHRENDISAG—BE LI b - IS5 ADHNEHETEZERS (HEED0.0%) *
B\ BGIREF ZHEEE RiEHE 7Y RIS Eraliife i (18) HETHEL ~ (18)
INR HSBC Bank 50,576,190  2018/5/23  USD 772,044 $ - $ (16,098) % (16,098)
MXN  HSBC Bank 42,493,587  2018/5/23  USD 2.313.659 - (59.278) (59.278)
RUB  HSBC Bank 50,133,917  2018/5/23  USD 771,861 22,179 - 22,179
TRY HSBC Bank 9,759,099  2018/5/23  USD 2,305,140 79.320 - 79,320
ZAR  HSBC Bank 18,706,952  2018/5/23  USD 1,543,032 - (49.168) (49,168)

$ 101,499 $ (124,544) $ (23,045)

*I387,560,000K ML ZHNERBTEZNDIBRE U TEUVANTVE T,

BE DB

AUD — =R

BRL — J3SIIW-UTIL
INR = AVR-)LE—
JPY - B&H

MXN —  XF23-RY
RUB - OY7-)Lb—7WL
TRY - HUL3-US

usb — KR

ZAR — ®mFIUN-SUR
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49« IRx— - IY—=—TF7UR

<fHElEEH>
LIT7UR (FAOKESSFHET 7V R (BEERE) ~N\AA—)LRT7YR~) BETRELTWVWD
(T4 - Yx— - XPF—T7UR] OFRER 017F128118) &, T 7Y ROREHIFEGR >TRIEITOD
T, 2018F 108 12BREICHBIFZDIAT - ¥x— - IPF—T 7Y ROBEABEDODANBSEH#89R—IJ(CHE TEHWN
feUE Ul

W40 - ¥2— - IY—T 7V ROEEFTEREIR

YN
(2018F 451381 52018F 108 12H%T)
5 o) 75 bl
# 1 & & i 1 & &
TH FH
757 EEEEHEES 2018/8/13 400,002
731 EEEEEEES 2018/7/10 280,000

(1) SHEEFELRE BBIFHESENTBUEEA) .
(E2) BAEREEIHET,

WEASERHR
Tald. 2018F10R12BIRELBIFZIIT - IR— - IP =T 7K (93,134,592F0) ODABTY

EAZ OftEImEES

2018108 12HIRTE
¥ @m & =
¥ %
PV 999,998 <11>

(1) < >RIF. FEEGEEICNT SFHEEADHE,
(x2) FHBEROBALREISVIET.
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FALD « IRX—IY—=T7UR
ERWSE %138 (REE 20174128118)
(BtEHRE 20168F128108~2017F128118)
FAD - XF— - IYP=T 7V ROBI3WCH D DBRRRZE CRESP L LITFET,

*HT 7V ROLHEHIRDE T,

E A 7B #|FEULTOPEDRAHBENDEEICKY ., FIBRRADERZSHS LU CGERZITRVET,

FERE N R | FAFEERTOLLE

OO EDAHEZPDICREERZTRNE T,

E A 7 | OBEREEOHSANICHIE>TIE, BUSHICE M (A-248182) LI LEOEBRB[MTH Y.

D ORI 1 FREOEHE. INV—v)b - XR=/N—([CREIT D EEEARELFT,

0 #H Al BR | MEEREED30% U T

KA AR

RRBTFRARAOA—TEIE1S
http://www.daiwa-am.co.jp/
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49« IRx— - IY—=—TF7UR

W= OB E(MERDHERS ORNYFI—TEDERICDNT
=) BT 7Y RIGEADFHIF 2 EEEEELBINYFI—TB LU
10.196 SERHZERITTHIEF Ao
10,194 (SEDERSE)
\_\ RENE EEEDLEEICERB L. RENRERZITHENET,
10,192
1B H = M
10,188 TTEZLFAN —H
— EE(RE BfhEEFES (42 —
10,186 ZDfthER 0
= B % (ZDAth) _ 0)
(2016.12.9) (2017.12.11) 5 &t 0
CE1) BOOER (BEHOND D bOEGEERES0) BB, BHICk-T
R N BEIEOMICEEN DD/, BEACEIEBUIERTT, BRDE
F B B = = = BERLUEHACOVTIFANBD [1 /0% OBBOIEME OEEOH
m B =14 A E BECBR LS,
% % ; BE e
52520164125 9 B 0154 % 307 (£2) BEBEICARBIFEAALTHYET,
128K 0,194 0.0 — E==-T= J RS
2017% 1 Bk 0.194 0.0 30.7 .1"‘,%6*1: U‘{iﬂ%lomﬁ
2 B% 0.193 0.0 24.6 O R .
EN=ES 0.193 20.0 = (20165E128108Hh520174128118%T)
4 B 0.192 20.0 32.5 = %A | = {9 %"
S Q1911200 5.2 9 1
BN s . . === —
VASES 0.190 200 0.1 P | EEES 210925408 | 31 500,000)
8 Bk 0.190 20.0 — (1) 2BEZELRS (BEAFHESENTHIELA) o
ENEES 0.189 20.0 — (£2) ( )NFHEBRICLDRADT. LBOZCIEFSFEN TR Ft A,
0A=x 0,189 0.0 — (E3) BARBIRIVIET,
1H%E 0,188 0. - .
ER)2017%128110 0,188 A0. = (2) ZDfth T
GE1) BSEEIFHIELL. (20168F128108H'52017F128118%FT)
(E2) AHEEALEE G TOEMTES GMHES) SLOBSEDER =7 B = 7 &
:&ig—o R JU IR
(£3) 377V R FIENAOREEHS U CREERETB>THY, Y T F
FR-IBEUBEEREE ) F e P | B ES 246,999,814 | 246999819
GERZE) (1) 2EEBELRS, o k
. E2 FEECLBHL DT, LROBFICE THUEB A,
SEATHEEORBIONT 33) hoRmpme. o TRORTEASEICEYE
[E4E(TEE - BT ER)
#iE 1 10,194 A5k 1 10,188 HEEE : A0.1% WEELGFTERR
(BEMEOELEHER] n &
ESAREMEG LU EBRENDS, BEMBETELE U, (201651281085 2017F12B11HET)
SRERIBICONT pr 5
OERNEHERITR = F 7 £F
ekl . BiRE FE%E%%'H%VEH&;E’] BRERMEN] ZiH ] i B :H% 58 1 = :Fgg
}%bgs brl:o C@&j@a%ﬁ@ﬁ’%ﬂﬂ%%%% .EF%DE% 645 EE&EE&% 20"7/2/20 27570641
(31A8Y) OFEYBLUEIBERI—)LE EI#%%*U(;V/(TXI 657 EESEHEES 2017/4/17 (17880344
THBEULFE U 642 E§ﬁ§E§ 2017/2/6 (17,230,250
et Ty 652 EEEEEES 2017/3/27 [16550,132
SHMICBID [SEOERTH] 659 Egﬁ%ﬁﬁ 2017/4724 16270410
TEEE 2 RAMCEREL. TR =1 j 669 EEGHEES 2017/6/12 (15870490
(remte BEORSICREL. RENBERETBLVEY ) 660 SES 2017/6/12 5870400
S R—rTFUFICDONT 644 ﬁnﬁﬁnﬁﬁ 2017/5/12 [11,970533
g iy = = NPT 638 AT 2017/1/16 | 9360075
HEE S EEORLEICES L. MEOER. BEHEIBL0] e A i

- D= B SBEAEATBNE LI, (E1) SHIDELRS EBNTFAESENCHIFLA) -

(E2) BAEREEHET,
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WEABERR
EAZ OtAmEEss
= 7 x
Fm @[ =
¥ %
PV S 999.999 <1.4>

(1) < >R, MEERERICYY 2FHHZEDLEE,
(E2) FHBERDBAIRESTIET.

MBS EDEN
20178128 1181R37%E
T wm =
. 5 7 m ®lk =
T %
J—)b - O—25, Z0Dfth 69,737,046 100.0
BT ERE 69,737,046 100.0

() FHERDRIRBETIET,
BEE. 8. TABLUBEMEADIKR

201712811 8IR%E
18 = E] il ES
(A) BE 69,737,046,159H
d—)b-0—-VE 68,737,047,077
RS (2 DAIHEES) 999,999,082
(B) &f 60,400,000
RILEEE 60,400,000
(C) fLEEIER(A—B) 69,676,646,159
T 68,390,547,168
AR EIS T 1,286,098,991
(D) ZEFSOE 68,390,547,1680
1702 B4EffiZi(C /D) 10,188H

LD e IR— - IF—=T 7Y

Al) 38,024, 94 DRESEHHET 7V N BEBERE) KN)L - I-—X
(BAHER) 4,380, 94 VKESSAMET 7V N (BERRE) RN
U O—2 (BRHER) 22592, 9140/ 7LV T« BIGEERED 7~
R164,735, 408X —K - T7YR - YX— - R=—bTxUHF
68,368,780, A DHBE/NAA VAL - FSRAT —HFEIE-501,660
M. A4 OFBENAAVHLEST 7V R (BERKIEGE) BBV IHY
1,004,378 ADFEEY TUVESE D7 VR (BERKRI—R) 33,689
M. A4 OFEEY JUVESET 7Y R (@Ead—2) 96,254M, 947 -
AVISEIRZ - T7VR —AVTSE@m—  (BEBANvYIHY) 988,283
A 94D - AVITSEIRR - TF7YR —AVITTEHm—  (BBEANVI
U) 4,926,018, 94 TKEMLP T 7 VR (BANDEKE) XRILI—-X
285,029, A OKEML PO 7V R (BAHEE) HAHI—X144,570
A, SAOKEML P 77V R (BEHER) ®BEaI1—213,437,960H. 5
ADRESESHY AV a (BAHERE) 98,107, ¥4 VRESE LK T 7
VRO8,107H. A VHEFEUM I 7 VR - XRx— - R—rTHUF
1,229,944, 940 - tHRIEF v T« - T7UR (FA4DSMAEHA)
235,407, 94 OKXESSAMET 7V R (BEERY) @7 I7UH -5V

R O0-2 (BANERL) 1,0970. 94 OXESSIRHET 7V R (BEER
) NLI-US - 3—22,690M. 94 DKESEAHET 7V R (BERER
) BEELI b - O—2 @AHER) 13508, 9470 - F—ASUTH
BEltka (BANER) #MRaI—R98,2030. 470 - A—ANSUTE
EMtka (BRANDEE) @®EaI—2X98,203M. 9470 - A—AKSUTH
Bltka (BRHEL) HRBEYAYaI—R982,029. §'« DXEk
ARSTFY—a BEERRE) -~ FPVUI—VX-BELLI - O—2R

(BREECEY) 98,1740 TY.
* HHPROSTEOM= Y OMEESRIE10,188MTT.

*ABICHIT DTAHEEF66,967,614,984M. HUHDICHT DENRETALEF
143,241,011,614M, E#EHITTAZEG141,818,079,430MTT,

*BPRCBITBETY =T 7 Y RERENR E T ZREETEDOTAEE, T4
J-70=-NU 1 o THEKRI 7R —AIFEEK- (BB~ IHY)
977.694M. 47 - JO-NU | o TEHEMT 7 VR —A IFBK- (B
BAwIRL) 977,694M. IA4DOF EJO—/N - NUa— (BENYIH

1)) 98,069, 4 DF EZO—/NIU - /NU2— (BEANwYIEL) 98,069M.,

AT,/ "RICI® JEF«T+ - 77R8,952508M. USEZNBE
BO7UR (BEAYYSY F1ERER) 1,676, USESNBEED 7
VR (BBANYIRBL/FEERER) 1,330 NBANSTIVT - AU7
L D7V RSSYI>HKRIT—R981TH. NBRAKSTFIwWI - A VAL -
T7YRLSSYyFI>HIO-2981H. NBRANSFIVI - A VAL TPUR
<SyI>HRBEENHI—R981M. DCIAD - IR— - R—KT+ U
2,898,147134@. 94077V RSv S TJFF4TF0LUI K
317,088,630, &4 DXEMKZA STV —a (BERRE) —-~UTILY
§—vZX— BAM- -2 @BRNER) 132757, A OKEKA ST
J—a (BERRE) -NJTFAVUI—VX- Z|R)L-I-X (BANE
) 643,132, A DKEMRA NS TV —a (BEBRRE) - ~USILU
=YX~ TSI U7V D= (BEHERY) 4,401,613H. 94 TK
EHA NS TFY—a (BEERRE) —-~JPIVUI—TUX— KR)L-O0—2
(BANEE) 12,7840, 94D/ T74FUF 4Kk BR T 7V R - /NS5
ALY T K—-98539950, AP - Ix— - K—rTxUFN

25,987,316,146[, Z)L3EEAKR— T+ UFN  31,864,786,854M.
R72EARHKR— T+ UF NV  7,199,8485700. 94T F EJO—N
U NUa—5%T7 VR (94D SMAER) 4,090,590, 94 JXESHA
HETFUR @ERRE) ISV UFIL - -2 (BRHEERY) 155317
M. 14 UXESESIHET 7 VR (BEERE) B4 - I—-X (BANE

WERDIRR
2 B20165F128108H E2017F128118
I8 = E| H

(A) BeHFIND A 41,076,414H

SHFIR A 5,752,611

SRR A 35,323,803

(B) BffiEEStEER A 9,224

bpistis| A 9,224

(C) Z0fthEmM A 196,417

(D) ZfpfERmE(A+ B+ C) A 41,282,055

(E) AifRiRiEms 1,302,196,055

(F) fRHEIRRE £2,715,466,915

(G) ENfSFt=RERE 2,740,651,906

(H) &5t(D+E+F+G) 1,286,098,991

REEEIREE(H) 1,286,098,991

(1) BEBHECE. —SROROBOMEAC TALDERZVV. TAZ
TE35GEMEE LT, LO3BGFERE L TAREINE T,

(£2) BIEFEEERE . BINEESLTALDERZ V., TTAZ TS
BEIFERAE LT, LESBEEEmE UTBINET,
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