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H M % % % % B/3H
111882 (2015% 3 A20H) 8,035 20 AN 15,384 A0.4 97.1 A19.2 65,406
11288 (20154 4 B20H) 8,039 20 0.3 15,336 A0.3 96.7 6.1 64,905
11388 (20155 5 A20H) 8,134 20 1.4 15,412 0.5 93.8 4.0 65,159
11488K (20155 6 B22H) 8,239 20 1.5 15,678 1.7 97.5 A 0.8 64,459
11588R(2015% 7 A21H) 8,035 20 N2 15,585 0.6 97.0 A 1.3 62,326
116887 (20154 8 A20H) 8,082 20 0.8 15,866 1.8 97.0 A 1.8 62,379
11788% (2015 9 A24H) 7,709 20 AN4.4 15,393 A3.0 97.1 1.5 59,247
11883 (2015 10820H) 7,787 20 1.3 15,488 0.6 97.2 AN 2.5 59,546
119887 (2015%F118208) 7,765 20 A0.0 15,505 0.1 97.3 A 1.6 58,644
120887 (2015%F12821H) 7,582 20 N2, 15,366 A0.9 96.9 4.1 56,831
1218820164 1 A208) 7,205 20 AN4T 14,915 A2.9 96.8 AN W4 53,726
122885K (20164 2 B22H) 7,095 20 N2 14,665 A4 96.8 4.7 52,607
123K (20164 3 A22H) 7,181 20 1.5 14,660 A0.0 96.2 13.0 53,063
124887 (20164 4 B20H) 7,097 20 0.9 14,508 A1.0 96.2 5.9 52,192
12588 (20165 5 A20H) 6,995 20 A2 14,438 A0.5 96.4 2.6 50,759
12688K (20165 6 520H) 6,758 20 JACH 13,910 N3.7 97.1 1.0 48,751
12788R (201645 7 520H) 6,667 20 AN 14,159 1.8 97.1 0.6 47,793
128887 (20164 8 A22H) 6,402 20 N3/ 13,573 paviny| 96.6 A 2.1 45,633
12988 (20164 9 A20H) 6,380 20 A0.0 13,573 0.0 96.6 A 2.5 45,211
13088 (20164£10820H) 6,387 20 0.4 13,582 0.1 97.0 A 2.0 45,261
1318R(20165FE11821H) 6,564 20 3.1 13,870 2.1 97.2 VAN 46,214
132887 (20165%F12820H) 6,859 20 4.8 14,575 5.1 97.2 A 0.9 46,460
13388 (20174 1 A208) 6,829 20 A0.1 14,469 A0.7 96.9 A 0.3 45,881
13488K (20174 2 B20H) 6,725 20 N2 14,207 AN1.8 97.0 AN 3.2 44,658
1358R (20174 3 A21H) 6,686 20 0.3 14,212 0.0 97.2 A 45 44,083
136887 (20174 4 B20H) 6,493 20 N2.6 13,976 N7 97.1 2.3 39,527
13788% (2017 5 A22H) 6,720 20 3.8 14,584 4.4 97.1 A 1.9 40,642
13888 (20174 6 520H) 6,734 20 0.5 14,634 0.3 97.0 A 1.7 40,391
139887 (20174 7 B20H) 6,905 20 2.8 14,847 1.5 96.8 A 1.2 40,994
140H8R (20174 8 B21H) 6,772 20 AN1.6 14,673 N2 96.5 N 1.2 39,971
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M % % % %

(i) 2017%# 28208 06,725 — 14,207 — 97.0 AN3.2

£ 13588 2Bk 6,704 A0.3 14,197 A0.1 97.1 N3.2
(HA%) 2017%#3H8218 6,706 A0.3 14,212 0.0 97.2 A5

(#Aym) 201738218 6,686 - 14,212 - 97.2 N4 5

%1368 EY=ES 6,673 N0.2 14,150 N0.4 97.3 N2.6
(HA=%) 201748208 6,513 N2.6 13,976 N7 97.1 2.3

(i) 201748208 06,493 - 13,976 - 97.1 2.3

13788 4B 6,640 23 14,301 2.3 97.1 0.8
(BAzk) 2017FE5H22H 6,740 3.8 14,584 4.4 97.1 AN1.9

(HAgm) 201758228 6,720 - 14,584 - 97.1 AN1.9

£ 138EA 58k 6,693 A0.4 14,535 A0.3 97.0 ND.D
(HA%%) 201768208 6,754 0.5 14,634 0.3 97.0 VAN(IVA

(BAEm) 2017F 6 8208 6,734 — 14,634 — 97.0 N7

251398 6 B>k 6,829 1.4 14,876 1.7 96.8 N7
(HA%) 201778208 6,925 2.8 14,847 1.5 96.8 A2

(HAym) 201778208 6,905 — 14,847 — 96.8 N2

£14088 7 B> 6,872 N0.5 14,874 0.2 96.8 N2
(HA%%) 20174882185 6,792 AN1.6 14,673 N2 96.5 N2
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F1358N0 5B 14080 1 FOB DEcE (BhAd) FZNZTN20MEVcLE LT

BH. BRH\ICOETHXL T, ERAHICEDEERSETCVLEERT,

WD EFEEOAER (1 5035Y)

TERES L,

513587 %1365 513751 5513881 5513951 1408
i} S| 201728218 (2017438228 | 2017448218 | 2017858238 | 2017468218 | 20174€7H218
~2017638218 | ~2017€4 8208 | ~201/7458228 | ~20174 68208 | ~2017478208 | ~20174F8H218

LHNECE (BhA) (F) 20 20 20 20 20 20
N EAE(MER S< (%) 0.30 0.31 0.30 0.30 0.29 0.29
SHDI i () 10 10 19 14 18 11
SHADINa S (m) 9 9 0 5 1 8
BRI BN RER () 99 90 89 84 82 74

C£1)

] KU [DEERETS] DSHEICHHUICEETT .
(£2) ARBEFBTTHY. BEONGE SHONFEUANDESTHLIANEE BEAD) ([CEHRULBVWEENH) FT.
(E3) SIRDESONELEMEBALKIGUHANEE FhAd) OHREEME (DEAY) ([CHITILET. J7Y FORBEREFRBIFRT,

BimoEcE Dt EBE (1 5054)

[HHDE] (& [BEEREOESFNG] BKU [BREZREOEMISTESER] NoNEICHALUICRETT . &,

[HHADINE IS (& [INEERE

sl =] 51358 551368 551375 551388 551398 1408
(a) BEFREORSE NG 10.67H 10.78M 19.08M 14.56M 18.15M 11.75M
(b) BBEIZRREOBMEIZS RS Em 0.00 0.00 0.00 0.00 0.00 0.00
(¢) NESFHRE S 11.00 11.04 11.08 11.12 11.16 11.20
(d) DECHERIE S 9758 88.63 79.37 78.42 72.95 71.07
(e) ZHANENSRE(a+b+c+d) 119.67 110.46 109.54 104.12 102.27 94.03
(f) PEes 20.00 20.00 20.00 20.00 20.00 20.00
(g) BHEHNIONSREE(e — 1) 99.67 90.46 89.54 84.12 82.27 74.03
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Taeld. 20175 8 A21BIREICH TR 91 UEBIRRIVEYY—-T 7V K (28,306,748F0) OABTY

(1) 5@ NEE) KfE (B55)

3017% 8 A0 OB
- El i & coper] BEEEBAE AL %
x 7 | BB2E pamcapnaREes|t L F | LTS S E D L2 BN £ 2 A B
TP UT - L 74U - R S % % % % %
P XU 369,007 375303 | 41,046,962 9.1 Z 221 26.9 471

(E1) MERESEF. 20174 8 B21 HREDHHZNBESEYBETEEROMEZ D L (CRESEHANED BSHETECKVELEINS U— S THERELIZDHDT
ED
(E2) MAALLEE, FUEEREICHT 2 HEEDEIS.

(E3) BEEE. SHHEADBAIREIFIE T,
(E4) SHEZES LUBMBERICOVTIISHBRES I2E. HEERAHSEINT—IZAFLTVET,

(2) NE HNEE) BE (w5

20175 8 A21HRTE
S NI BolE oE | ek | EEeE o maeRE
% [F7AUR - BIL [F7AXUB - R TH
FAUA United States Treasury Note/Bond fBEE 25| 8.8750 5,000 5,562 608,348 |2019/02/15
United States Treasury Note/Bond BEEZ| 43750 8.500 11,035 1,207,004 | 2041/05/15
US Treasury Inflation Indexed Bonds BaE 2| 0.1250 8,000 7,977 872,544 12026/07/15
United States Treasury Note/Bond &5 % | 2.5000 11,000 10,382 1,135,577 | 2046/05/15
United States Treasury Note/Bond fEEE 25| 1.5000 18,000 17,017 1,861,151 [ 2026/08/15
United States Treasury Note/Bond &5z | 22500 15,000 15,073 1,648,621 (2027/02/15
Temasek Financial | Ltd BWHEZS| 23750 5,000 5,025 549,666 |2023/01/23
National Australia Bank Ltd T E 1.8750 5,000 5,020 549,086 |2018/07/23
Banque Federative du Credit Mutuel SA | %t & 25| 2.5000 9,000 9,089 994,094 |2018/10/29
Banque Federative du Credit Mutuel SA [t & Z| 2.7500 5,000 5,067 554,232 (2019/01/22
Nordea Bank AB it B 1.6250 3,000 3,001 328,313 [2018/05/15
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Nordea Bank AB t B F 1.6250 12,000 11,949 1,306,940 | 2019/09/30
Toronto-Dominion Bank/The T B F 2.6250 9,166 9,263 1,013,161 |2018/09/10
Svenska Handelsbanken AB #t & Z| 25000 14,122 14,280 1,561,899 | 2019/01/25
Svenska Handelsbanken AB t & F| 1.6250 4,000 4,002 437,781 12018/03/21
HSBC Bank PLC t ' 1.5000 11,000 10,995 1,202,528 | 2018/05/15
HSBC Bank PLC t BEOF 4.1250 7,000 7,414 810,874 12020/08/12
United Overseas Bank Ltd ' H 2.5000 3,000 3,023 330,721 (2020/03/18
AUST & NZ BANKING GRP NY  |[# & 2 1.4500 10,000 9,994 1,093,043 {2018/05/15
Swedbank AB T B F 2.1250 5,000 5,006 547,560 (2017/09/29
Swedbank AB tE 1.6000 10,000 10,002 1,094,006 [2018/03/02
Total Capital SA B F 4.1250 5,000 5,358 586,081 12021/01/28
Microsoft Corp H BE 1.5500 5,000 4,920 538,198 |2021/08/08
RABOBANK NEDERLAND NY t ' F 2.2500 5,000 5,045 551,79312019/01/14
Total Capital International SA | f& 25| 2.7000 5,000 5,087 556,408 |2023/01/25
Wells Fargo Bank NA # & Z| 1.7500 20,000 20,018 2,189,434 {2019/05/24
Wells Fargo Bank NA T B F 2.1500 5,000 5,051 552,477 12019/12/06
Chevron Corp HE 2.3550 5,000 5,023 549,420 |2022/12/05
National Australia Bank Ltd/New York | # & 2.8000 6,000 6,115 668,871 2022/01/10
Shell International Finance & #F| 1.6250 24,660 24,703 2,701,811 [2018/11/10
Shell International Finance FI = 1.9000 5,000 5,019 548,955 12018/08/10
Royal Bank of Canada T B F 2.1000 5,000 5,007 547,686 2020/10/14
Royal Bank of Canada tE 2.2000 11,000 11,089 1,212,814 (2019/09/23
RABOBANK NEDERLAND FIE = - 4.7500 3,000 3,196 349,650 |2020/01/15
RABOBANK NEDERLAND B F 4.5000 10,500 11,328 1,238,969 [2021/01/11
Sumitomo Mitsui Banking Corp | # & 25 3.2000 5,000 5,152 563,534 12022/07/18
Sumitomo Mitsui Banking Corp |4 f& 25| 3.9500 9,000 9,621 1,052,258 [ 2023/07/19
Bank of Tokyo-Mitsubishi UFJ Ltd/The | #t & 25 2.7000 7,000 7,070 773,330 (2018/09/09
Bank of Tokyo-Mitsubishi UFJ Ltd/The | #t & 25 2.8500 10,000 10,175 1,112,938 | 2021/09/08
National Australia Bank Ltd/New York [ ¥t & 25| 2.3000 5,000 5,034 550,661 [2018/07/25
AUST & NZ BANK t ' F 5.1000 9,135 9,788 1,070,600 | 2020/01/13
Commonwealth Bank of Australia | ¥t & 2| 5.0000 5,224 5,558 607,949 |2019/10/15
Westpac Banking Corp FI = 2.2500 5,000 5,049 552,22512019/01/17
Westpac Banking Corp B F 1.2500 8,000 7,996 874,522 (2017/12/15
Waestpac Banking Corp #* & #F| 1.5000 10,000 10,000 1,093,765 [2017/12/01
Westpac Banking Corp # & F| 1.5500 2,700 2,701 295,440 [2018/05/25

. s BmEl wewml ol ..

- ES %8 369,007 375,303 | 41,046,962
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(3) e | DEERIRS (FTMER)

20175 8 H218H1RE
# 1 Al 5 @& & | = B &
b2 D15 BAM
T-NOTE(10YR) (FAU7) 4,505 —
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+M FH
CANADIAN GOVERNMENT BOND (17%) 1.5% 2026/6/1 | 11,076,027 | GE Capital Canada Funding Co (87%) 5.53%2017/8/17 [12,482,874
CANADIAN GOVERNMENT BOND (17%) 1% 2027/6/1 | 7,909,691 | CANADIAN GOVERNMENT BOND (h7%) 1.5% 2026/6/1 [12,198,678
CANADIAN GOVERNMENT BOND (£7F4) 2.75% 2048/12/1 5,173,632 | Bank of Montreal (174" 5.45% 2017/7/17 | 8,339,019
ONTARIO PROVINCE (%) 2.6% 2027/6/2| 5,092,229 | CANADIAN GOVERNMENT BOND (H7%4) 5% 2037/6/1| 5,274,313
Apple Inc (ZAUH) 2.513% 2024/8/19 4,342,651 | CANADIAN GOVERNMENT BOND (17%) 2.75% 2048/12/1 | 5,107,507
Province of Alberta Canada (17%) 2.55% 2022/12/15 | 3,590,195 | Canadian Imperial Bank of Commerce/Canad (h79) 395%2017/7/14 | 5,092,068
CANADIAN GOVERNMENT BOND (h7F4) 2.25% 2025/6/1 | 3,586,162 | Province of Manitoba Canada (77%) 6.5% 2017/9/22 | 4,021,143
Province of Alberta Canada (A7%) 2.2% 2026/6/1 2,412,044 | Bank of Montreal (H7%) 6.02% 2018/5/2 | 3,588,801
PSP Capital Inc (A7%) 1.73% 2022/6/21 2,156,500 | Province of New Brunswick Canada (17%5) 6% 2017/12/27 | 3,539,815
CANADA HOUSING TRUST (7%9) 1.75% 2022/6/15 2,100,115 | Canadian Government Real Return Bond (375) 4.25% 2026/12/1 | 3,434,500

(1) SHEERELRE BBIFHESENTBUIEA) .
(E2) BAEREEIHET,

WEABERHR
TEElF. 2017 8 A21BREICLSIF 351 OBBMLHFT I RILEYT—-T 7V K (161,065,736F0) ODABET
ED

(1) SNE HER) BHE (@55

201748 B21 551
N R 1 4 55| BHE BB E AL X
) =] & %H il |7 2 .
= 7 #EE # NERS E|RERESE AL SR SEL F[2EM L2 &#% 5
FAFS - RV | FHF - BIL FH % % % % %
HFs 2,770,126 3,159,112 | 274,337.364 97.2 — 24.0 55.2 18.0

Cx1) gﬁ‘é?@%ﬁ%ﬁ{& 20174 8 21 BRI Z NEEEYBETEESDMEZ D & (CREGERRNED DSTETECKIEHINZ L — b THEBRELIZHDT
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hrs CANADIAN GOVERNMENT BOND f& EF Z= | 10.5000 230,545 303,851 26,386,455 |12021/03/15
CANADIAN GOVERNMENT BOND & &f 5 9.7500 18,000 23,491 2,040,043 12021/06/01
CANADIAN GOVERNMENT BOND & 5 25 5.7500 10,000 13,925 1,209,325 [2029/06/01
CANADIAN GOVERNMENT BOND & & 5 5.7500 75,000 111,443 9,677,731 12033/06/01
CANADIAN GOVERNMENT BOND & & 25 5.0000 12,000 17,301 1,502,470 |2037/06/01
CANADIAN GOVERNMENT BOND & it 5 4.0000 21,000 27,524 2,390,208 [2041/06/01
CANADIAN GOVERNMENT BOND &3 2.2500 50,000 51,846 4,502,350 [ 2025/06/01
CANADIAN GOVERNMENT BOND & &f 5 1.5000 105,000 102,411 8,893,436 | 2026/06/01
CANADIAN GOVERNMENT BOND & 5 25 1.0000 85,000 78,442 6,811,924 12027/06/01
Province of New Brunswick Canada | #5852 | 6.0000 200 203 17,667 |2017/12/27
Province of Nova Scotia Canada | #1751&5E25 | 9.6000 3,430 4,532 393,561 [2022/01/30
Province of Quebec Canada &S | 9.3750 15,000 20,518 1,781,813 (2023/01/16
Province of Quebec Canada A& | 4.2500 71,000 77,882 6,763,337 12021/12/01
Province of Quebec Canada 7T 1EEEZS 1.6500 10,000 9,893 859,177 12022/03/03
ONTARIO PROVINCE 75 &5 9.5000 7,822 11,771 1,022,269 | 2025/06/02
ONTARIO PROVINCE 5 &S 3.1500 20,000 21,064 1,829,197 12022/06/02
ONTARIO PROVINCE 5 &S 4.0000 5,000 5,399 468,883 (2021/06/02
ONTARIO PROVINCE 5 &S 2.6000 23,000 23,049 2,001,654 |2027/06/02
Province of Manitoba Canada Hh5EsEZS | 6.5000 100 100 8,724 12017/09/22
Province of Manitoba Canada 5 &5 5.5000 35,000 36,782 3,194,166 | 2018/11/15
City of Toronto Canada #5EREZS | 6.1000 16,918 17,179 1,491,901 [2017/12/12
Province of Saskatchewan Canada | #151&5E% |  9.6000 40,683 53,640 4,658,17912022/02/04
PROVINCE OF SASKATCHEWAN | #th 75 &5 8.7500 2,000 2,889 250,955 | 2025/05/30
BRITISH COLUMBIA 5 &S 5.3000 35,000 37,445 3,251,762 |2019/06/17
BRITISH COLUMBIA 5 &S 9.9500 50,430 65,013 5,645,759 (2021/05/15
BRITISH COLUMBIA 75 &5 5.6000 46,066 47,647 4,137,704 12018/06/01
BRITISH COLUMBIA 75 &5 9.0000 11,860 16,933 1,470,543 12024/08/23
BRITISH COLUMBIA H51&E5ESS | 10.6000 49,587 62,592 5,435,548 | 2020/09/05
BRITISH COLUMBIA 5 &S 9.5000 89,400 119,715| 10,396,097 | 2022/06/09
BRITISH COLUMBIA 5 &S 3.2500 25,000 26,449 2,296,874 12021/12/18
Province of Alberta Canada 75 &S 2.5500 72,000 73,627 6,393,786 (2022/12/15
Province of Alberta Canada 5 &5 2.2000 130,000 126,392 | 10,975,924 |2026/06/01
Province of Alberta Canada Hh5EsEE | 3.3000 6,000 6,089 528,803 [2046/12/01
PSP Capital Inc BHHRES 3.0300 20,000 20,813 1,807,435 |2020/10/22
PSP Capital Inc BHES 3.2900 25,000 26,514 2,302,475 |2024/04/04
PSP Capital Inc BHES 1.7300 25,000 24,668 2,142,169 | 2022/06/21
CPPIB Capital Inc BH%ES 1.1000 20,000 19,878 1,726,205 |2019/06/10
CPPIB Capital Inc BHKES 1.4000 20,000 19,867 1,725,319 12020/06/04
CDP Financial Inc BHKES 4.6000 20,000 21,605 1,876,178 | 2020/07/15
Mun Fin Auth of British Columbia | %F % & % 5.1000 38,685 40,466 3,514,106 {2018/11/20
CANADA HOUSING TRUST BHES 1.7500 15,000 14,929 1,296,451 {2022/06/15
Toronto-Dominion Bank/The T B F 2.6210 15,000 15,268 1,325,942 | 2021/12/22
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Toronto-Dominion Bank/The T B F| 24470 10,000 10,130 879,689 |2019/04/02
Toronto-Dominion Bank/The T E 1.6800 67,000 66,211 5,749,798 [ 2021/06/08
Toronto-Dominion Bank/The t & ZF| 20450 10,000 10,017 869,884 (2021/03/08
GE Capital Canada Funding Co |[#t f& 25| 5.6800 164,000 176,970 | 15,368,14012019/09/10
Apple Inc #t & ZF| 25130 50,000 50,087 4,349,555 12024/08/19
Canadian Imperial Bank of Commerce/Canad | ¥t f& 25| 1.7000 10,000 10,011 869,355 (2018/10/09
HYDRO QUEBEC #* & | 10.5000 24,660 33,015 2,867,091 12021/10/15
HYDRO QUEBEC t & Z| 11.0000 245,000 311,230 | 27,027,287 12020/08/15
HYDRO QUEBEC t ' F 5.5000 21,450 22,347 1,940,654 [ 2018/08/15
HYDRO QUEBEC # & ZF| 9.6250 30,835 41,609 3,613,357 (2022/07/15
Ontario Electricity Financial Corp [# & 2| 10.1250 88,681 117,378 | 10,193,120 [2021/10/15
Ontario Electricity Financial Corp [# & Z| 8.9000 60,274 79,614 6,913,742 |2022/08/18
Ontario Electricity Financial Corp [# & 25| 10.0000 13,100 15,737 1,366,660 | 2020/02/06
Ontario Electricity Financial Corp | # & 25 9.0000 5,400 7,840 680,834 | 2025/05/26
Bank of Montreal #t & ZF| 6.0200 170,000 175,288 | 15,222,070|2018/05/02
Royal Bank of Canada # & ZF| 3.7700 135,000 136,965| 11,894,092 (2018/03/30
Royal Bank of Canada #* & | 1.5900 52,000 51,770 4,495,720 [ 2020/03/23
Royal Bank of Canada T E 1.4000 30,000 29,898 2,596,394 12019/04/26
Royal Bank of Canada + & ZF| 23330 12,000 11,922 1,035,389 [ 2023/12/05
s o BWEL evesm| Ll
R 2,770,126 | 3,159,112 | 274,337,364
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(x2) FEeH. SHEBAD BRI F B To

32



TAUBBARRIVBEYY—-T7 R

<fHElEEH>

HIT7UR (FAOMHRESE T 7V R (BEDEE E20RER) ) MREFNREULTWVD [FA1UBERMRRN
IWEXY =T 7R OREH Q017F4817H) & HIO 7Y ROREAPERG>THIEIDT, 2017F88
21HRELCBIFT 294 DEBAR NIVEYT =T 7 ROBABEDATEZ33~34R—J(CHETEBH W LE
UTco

WY 1 VERARRIVEYY -7 7 Y ROEXELGTERR

YN

(201742 8218H 5201748 B218%T)

5 1 7 bl
# 1 & & # 1 & &
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WESTERN AUSTRALIAN TREASURY CORP. (=2 517) 3% 2026/10/21 429,495 | AUST & NZ BANK (#—2Z~5U7) 45%2018/11/6 | 444,904
QUEENSLAND TREASURY CORP. (#—ANSUTF) 2.75% 2027/8/20 424,196 | RABOBANK NEDERLAND AU (45>9) 7.25% 2018/4/20 435,434
WESTERN AUSTRALIAN TREASURY CORP. (=2 1517) 3% 2027/10/21 325,475 | AUST & NZ BANK (#—2N5U7) 4.25% 2018/4/17 431,855

EURCFIMA (EBt%BS) 6.25% 2018/12/28 279,387
QUEENSLAND TREASURY CORP. (#—=ANZU7) 3.25% 2026/7/21 259,317
KFW-KREDIT WIEDERAUFBAU (R4) 5% 2024/3/19 198,562
ASIAN DEVELOPMENT BANK  (EBR#%R8) 5% 2022/3/9 192,859
National Australia Bank Ltd (#=ZN5U7) 7.25% 2018/3/7 179,824

(1) SHEERELRE BBIFHESENTBUEEA) .
(E2) BAEREEIHET,

WEASERMER
TEClF. 2017FE 8 A21BREELSIFIZ5 1 TRBARRIVEYY—-TJ7 VK (6,545,176F0) ORETY .

(1) 5@ N&EE) fE (B55)

2017 8 B21HE#E
- N B & Tsss6m| %R & BB Al @ AL E
N el > 25 4 =9 a
= 2 REER e n neeeem|t  CF | AR S e N L2 B U L2 A F B
FA-=ANSUT - Rlb [FA=ARIU7 - R)b FH 9% % % % %
FT—ASUY7 197,825 207,034 17,937,434 97.8 — 47.5 425 7.8

(E1) MERESEF. 20174 8 A2 1 HREDHHZWBESEYBETEEEDOMEZD L ICRESERARNED BSHETEACKVELHINS U— N THERELILDHDT
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FT—=ARSU7 AUSTRALIAN GOVERNMENT BOND & 5 25 5.7500 3,000 3,399 294,564 |2021/05/15
AUSTRALIAN GOVERNMENT BOND &3t 25 4.5000 8,000 8,540 739,947 (2020/04/15
AUSTRALIAN GOVERNMENT BOND & 5 25 3.2500 9,000 9,499 823,060 | 2025/04/21
AUSTRALIAN CAPITAL TERRITORY | #h75 &3S 4.0000 5,000 5,407 468,523 (2024/05/22
LANDWIRTSCHAFT RENTENBANK | %F %% & # 5.5000 5,000 5,631 487,930 |2022/03/29
LANDWIRTSCHAFT RENTENBANK | 45 5% 1& 25 2.7000 3,000 3,004 260,322 12022/09/05
KFW-KREDIT WIEDERAUFBAU B[HKES 5.0000 8,000 9,031 782,497 |12024/03/19
KFW-KREDIT WIEDERAUFBAU | %5 5% 1& % 2.7500 10,000 10,135 878,096 [2020/04/16
Airservices Australia BWHEZH| 47500 4,400 4,701 407,340(2020/11/19
Airservices Australia BHHES 2.7500 2,860 2,843 246,325 12023/05/15
WESTERN AUSTRALIAN TREASURY CORP. | 4% %% f& % 2.7500 7,000 7,057 611,477 (2022/10/20
WESTERN AUSTRALIAN TREASURY CORP. | #F ¥k & 2% 3.0000 4,000 3,901 338,055 |2027/10/21
WESTERN AUSTRALIAN TREASURY CORP. | 4% %% f& % 3.0000 5,000 4,931 427,299 (2026/10/21
QUEENSLAND TREASURY CORP. | ¥ 7% f& #5 5.7500 10,000 11,908 1,031,743 12024/07/22
QUEENSLAND TREASURY CORP. | ¥ %% 1& #5 3.2500 12,000 12,251 1,061,502 [ 2026/07/21
QUEENSLAND TREASURY CORP. | ¥ 7% f& # 2.7500 10,000 9,684 839,065 [2027/08/20
INTL. BK. RECON&DEVELOPMENT | %F %% & & 2.8000 3,000 3,043 263,71212021/01/13
INTL. FIN. CORP. BHHES 2.7000 5,000 5,056 438,108 [2021/02/05
EUROPEAN INVESTMENT BANK | %F ¥k & & 4.7500 9,500 10,595 917,956 |2024/08/07
EUROPEAN INVESTMENT BANK | %5 5% 1& 25 2.8000 3,000 3,038 263,278 12021/01/15
NORDIC INVESTMENT BK. BHHREZ 5.0000 5,000 5,530 479,171 12022/04/19
COUNCIL OF EUROPE BHHES 6.0000 1,065 1177 102,032 (2020/10/08
ASIAN DEVELOPMENT BANK BHHREZ 5.0000 3,000 3.317 287,445 12022/03/09
INTER-AMERICAN DEVELOPMENT BANK | 4F Bk 18 %5 2.7000 7,000 7,061 611,847 (2021/08/18
AFRICAN DEVELOPMENT BK. BHRES 2.7500 10,000 10,104 875,410|2020/02/03
National Australia Bank Ltd ' 4.2500 4,000 4,132 358,003 12019/05/20
Coca-Cola Co/The #t & ZF| 26000 4,750 4774 413,696 |12020/06/09
University of Sydney t BE 3.7500 6,000 6,115 529,826 12025/08/28
Australian National University  |#t f& 25| 3.9800 4,040 4,207 364,509 [2025/11/18
RABOBANK NEDERLAND AU FSlE 7.2500 5,000 5,173 448,210 (2018/04/20
University Of Melbourne #* & F| 4.2500 4,210 4,442 384,881 (2021/06/30
Commonwealth Bank of Australia | 1t & 2 4.2500 3,000 3,095 268,188 12019/04/24
Commonwealth Bank of Australia [ #t & 25| 3.2500 10,000 10,101 875,167 (2022/01/17
Westpac Banking Corp # & Z| 4.5000 4,000 4,134 358,235 [2019/02/25

- SBRE| EZE7 1 S ISSS IS ISR I

- s & 197.825 207,034 | 17,937,434
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CIF Euromortgage SA (I75V2R) 4.125% 2022/1/19 142,693 | Banque Federative du Credit Mutuel SA (75R) 4.125% 2020/7/20 96,463
General Electric Co (PXU#) 1.875% 2027/5/28 130,067 | FRENCH GOVERNMENT BOND (75>A) 0.5% 2026/5/25 82,216
GERMAN GOVERNMENT BOND (R4Y) 2% 2022/1/4 127,914 | FRENCH GOVERNMENT BOND (75>A) 3.5% 2020/4/25 81,235
GE Capital European Funding (7A)L5> R) %209”“5 80,053
GERMAN GOVERNMENT BOND (R4Y) 2.5% 2021/1/4 79,513
Belgium Government Bond (NJL#F—) 5.5% 2017/9/28 77,978
Belgium Government Bond (NJLF—) 4.5% 2026/3/28 60,385
FRENCH GOVERNMENT BOND (75>R) 3.25% 2021/10/25 54,997
RABOBANK NEDERLAND (75>4) 4.75% 2018/1/15 39,374
FRENCH GOVERNMENT BOND (75Y) 8.5% 2019/10/25 30,298
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(E2) BAEREEPHET,
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(1) SNE HER) BHE (@55

20178 B21HBHE
1 = i 5 NE ] EE BB E AL =%

= 9 8@ 2% rigsaiparscgt L E PO R TR AN T a1 ®

F1-0O e ¥ % % % % %

a1—0 (ZAILZUR) 400 434 55,826 2.3 — - — 2.3
F1—0 F1—0

1—0 (F3509) 400 408 52,456 2.1 — — — 2.1
F1—0 F1—0

1—0 (N)bF—) 1,250 1,680 215,954 8.8 - 8.8 — —
F1—0 F1—0O0

1—0 (I5VRA) 6,000 7,270 934,348 38.0 — 21.0 17.1 —
F1—0 F1—0

a2—0 (RAY) 1,120 1,243 159,781 6.5 — — 6.5 -
F1—0 F1—0

1—0 (743 UR) 1,000 1,069 137,381 5.6 — — 5.6 -
F1—0 F1—0

I1—0 (Z0fth) 5,900 6,388 821,018 33.4 — 5.6 22.5 53

= 5t 16,070 18,494 2,376,768 96.8 — 35.4 51.7 9.7
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(2) NE HNERE) BHE (a5

SAUBEH1I—-0BIYY -7 7

2017 8 H21HIRTE 3
X % # E I T s s s .
% +1—0O +1—0O FH
1-0 (P4IL5VR) | GE Capital European Funding t B F 6.0000 400 434 55,826 12019/01/15
Ne BAE ... 8] | o o
°lE 28 400 434 55,826
F1—0 F1—0
1—0 (#5%) [ RABOBANK NEDERLAND B F 4.7500 400 408 52,456 12018/01/15
NE BB (5 N PO EUSUUURY EUSUUURRY EUUUURUY ESSURR
8l g 25 400 408 52,456
Fa1—0O F1—0O
1—0 (NJL#—) | Belgium Government Bond EEEE%| 45000 1,250 1,680 215,954 |2026/03/28
PR L I — (271 O I IO EESSSS SRR, I
° 28 1,250 1,680 215,954
F+1—0 F1—0
1—0 (752VRA) | FRENCH GOVERNMENT BOND & & 25 8.5000 1,000 1,198 153,975 [2019/10/25
FRENCH GOVERNMENT BOND & 5 25 8.5000 1,400 2,082 267,629 |2023/04/25
FRENCH GOVERNMENT BOND & 5 25 3.2500 100 114 14,761 12021/10/25
FRENCH GOVERNMENT BOND & & 25 0.5000 800 796 102,347 |2026/05/25
Banque Federative du Credit Mutuel SA | ¥t & 25| 4.1250 200 224 28,870 |2020/07/20
Banque Federative du Credit Mutuel SA | #t & 25| 2.6250 1,000 1,131 145,382 |2024/03/18
Total Capital International SA # & ZF| 21250 500 542 69,754 12021/11/19
CIF Euromortgage SA Tt B OF 4.1250 1,000 1,179 151,627 (2022/01/19
MEE R 8541
AvE }% & 6.000 7270 934,348
F1—0 F1—0
1—-0 (R1Y) GERMAN GOVERNMENT BOND & 5 25 2.5000 120 132 17,032 12021/01/04
GERMAN GOVERNMENT BOND & & 5 3.2500 100 114 14,739 12021/07/04
GERMAN GOVERNMENT BOND & &F 5 2.0000 900 996 128,010 [2022/01/04
J\ 5 :Q“%.tﬁl}li_ ........................ 3@%@ _________________________________________________________________
s 28 1,120 1,243 159,781
F1—0 F1—0
1—0 (74Y5YR) | Pohjola Bank PLC Tt E = 2.0000 1,000 1,069 137,381 2021/03/03
YL E I E——— (57 N PO EUSUUURY EUSUUURY EUSUURY ESSUSR
& & 1,000 1,069 137381
F1—0O F1—0O
1—0 (Z0fth) BNZ International Funding Ltd/London | ¥t & 25| 1.2500 1,000 1,011 130,030 |2018/05/23
Svenska Handelsbanken AB & F| 43750 1,000 1,180 151,753 12021/10/20
General Electric Co E =3 1.8750 1,000 1,070 137,558 2027/05/28
PROCTER & GAMBLE CO. T ' 2.0000 900 976 125,485 (2022/08/16
National Australia Bank Ltd Tt B F 4.0000 1,000 1,118 143,775 (2020/07/13
Westpac Banking Corp T B F 0.8750 1,000 1,030 132,415 (2021/02/16
R R 6551
B 5300 6388 BI10TE
s mlBRA[ PAE 7Y D NS RS S RS R
L | 16,070 18,494 | 2376768
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VREYH =T 7R OREH (2017F485H) & HO 7PV ROREANER>TBUEIDT. 201748
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(2017 2A21HMS2017F8H21HZFET)
= F 58 5
fizd I &= e fizd A &= 28

S T
Svenska Handelsbanken AB (RDz—7">) 3% 2020/11/20 470,347 | United Kingdom Gilt (4+UX) 4.75% 2020/3/7 295,794

Deutsche Pfandbriefbank AG (R4Y) 1.875% 2019/12/20 291,814 | United Kingdom Gilt (4+UX) 3.75% 2021/9/7 271,479
Dexia Credit Local SA (F5VR) 1.125% 2019/2/24 291,648 | United Kingdom Gilt (1+U2X) 1.25% 2018/7/22 241,770
Metropolitan Life Global Funding | (7 XU7) 2.625% 2022/12/5 156,686 | United Kingdom Gilt (1FUR) 1.5% 2026/7/22 221,312
United Kingdom Gilt (1FUX) 2% 2025/9/7 199,165
United Kingdom Gilt (1FUX) 8% 2021/6/7 190,874
United Kingdom Gilt (1+U2) 8.75% 2017/8/25 116,300
RABOBANK NEDERLAND (#5>%) 4% 2022/9/19 81,429
KFW-KREDIT WIEDERAUFBAU (R4) 1.625% 2020/6/5 72,270
Dexia Credit Local SA (I5VR) 1.875% 2017/7/17 72,099

(1) SHEERELRE BBIFHESENTBUIEA) .
(E2) BAEREEIHET,

WEASERMER
TEEF. 2017FE 8 A21BRECLHIT B9 1 TRBHAREKY REYY—-T 7V R (6,189,240F0) ORBTY,

() 5@ N&EE) fE (B55)

2017 8 B21HE#E
- N B & Tsss6m| %R & BB Al @ AL E
N el > 25 4 =9 a
= 2 REER e n neeeem|t  CF | AR S e N L2 B U L2 A F B
FAFUR - RUR [FAFUR - KUK TH % % % % %
AF1R 41,770 47,014 6,620,615 95.5 — 25.5 50.6 19.4
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20178 8 B2 1HIRE
X 9 &% A T OB | MR | BEEHE 5 {;% = gaﬁiﬁfém;igﬁ ERFRE
% [FAXUR - KYR [FAFUR - RYR FH

AFUR United Kingdom Gilt & 5 25 1.5000 500 522 73,57012026/07/22
United Kingdom Gilt & & 25 8.7500 1,070 1,071 150,822 [2017/08/25
United Kingdom Gilt & 5 25 8.0000 3,500 4,520 636,600 [2021/06/07
United Kingdom Gilt & 5 25 4.2500 2,200 3,451 486,051 |2046/12/07
United Kingdom Gilt & 5 25 4.2500 4,000 5,234 737,164 (2027/12/07
United Kingdom Gilt & & 25 4.0000 750 872 122,868 [2022/03/07
United Kingdom Gilt & & 5 3.7500 700 774 109,123 (2020/09/07
United Kingdom Gilt & 5 25 3.7500 1,250 1,422 200,367 |1 2021/09/07
United Kingdom Gilt & 5 25 1.2500 200 201 28,429 12018/07/22
KFW-KREDIT WIEDERAUFBAU LSRR 1.1250 4,000 4,065 572,557 12019/12/23
KFW-KREDIT WIEDERAUFBAU | &F 5% & & 1.6250 2,000 2,063 290,553 |2020/06/05
EUROPEAN INVESTMENT BANK | %F ok & # 4.7500 3,000 3,152 443,929 (2018/10/15
Svenska Handelsbanken AB #t & Z| 3.0000 3,000 3,207 451,635 (2020/11/20
Metropolitan Life Global Funding | | # & 25 2.6250 1,000 1,070 150,805 [2022/12/05
Dexia Credit Local SA Tt B F 0.8750 1,200 1,196 168,558 [2021/09/07
Dexia Credit Local SA B F 1.1250 2,000 2,014 283,628 12019/02/24
Total Capital International SA  |#t & 2| 2.2500 1,500 1,572 221,419 (2020/12/17
Deutsche Pfandbriefbank AG #t & ZF| 1.8750 2,000 2,046 288,244 12019/12/20
GE Capital UK Funding Tt B F 4.3750 2,800 2,992 421,384 (2019/07/31
RABOBANK NEDERLAND B F 4.6250 1,000 1,123 158,238 [2021/01/13
RABOBANK NEDERLAND B F 4.0000 2,000 2,271 319,889 12022/09/19
Nordea Bank AB ' F 2.1250 2,000 2,062 290,404 12019/11/13
Commonwealth Bank of Australia | ¥t & | 2.2500 100 102 14,369 (2018/12/07
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Belgium Government Bond (RJLF—) 2.6% 2024/6/22 | 3,469,298 | FRENCH GOVERNMENT BOND (75V2) 4% 2018/4/25 | 5,922,400
FRENCH GOVERNMENT BOND (75/2) 3% 2022/4/25 | 2,789,266 | Kommuninvest | Sverige AB (RD1—5"Y) 2.5% 2020/12/1 | 2,152,843
GERMAN GOVERNMENT BOND (RA) 1.5% 2023/2/15 1,475,465 | Belgium Government Bond (NJL#—) 2.6% 2024/6/22 | 1,643,087
Sveriges Sakerstallda Obligationer AB (RV1—7>) 2% 2026/6/17 1,408,157 | Belgium Government Bond (NJL#—) 3.75% 2020/9/28 | 1,446,521
Poland Government Bond (I\—3>/K) 5.75% 2021/10/25 972.812 | DANISH GOVERNMENT BOND (7%—7) 3% 2021/11/15 | 1.367.655
Poland Government Bond (R-—>>/1) 2.5% 2026/7/25| 1,113,134
Poland Government Bond (IR—5>/1)  3.25% 2025/7/25 966,096
SWEDISH GOVERNMENT BOND (ZD1=7) 35% 2022/6/1 832,173
RABOBANK NEDERLAND (#5>4) 1.75% 2019/1/22 619,482
DANISH GOVERNMENT BOND (7*YX—=7) 7% 2024/11/10 539.418

(1) SHEFELRE BBIFHESENTBUEEA) .
(E2) BARBEFHET,

WEASERR
TEEld. 2017 8 A21BREICHIFZI(4T - A—Ov/NEHEIYY—-T 7 K (43,480,735F0) OABTI .

(1) SNE HERB) BifE (@55

7 N S N A S
i S5B0B] & & B E O AR %

= 2 |BERE mepom nepesn|t 0 EF Ut sE N T2 BN F o5 %8

?7/?—7 J0-2 [F7Y¥=7 - 70— FH % % % % %

FYR—0 618,000 765193 | 13.222,541 185 - 11.8 6.8 -
T/Vo1—-70-% [F/bo1—-J70-%

/o T— 596,000 628,761 8,670,627 12.2 - 3.4 7.0 1.8
FAD1-7Y - J0-% [FAVI-7Y JO0-%

2V -7y 865.000 918,100 12.375.997 17.3 - 8.8 8.5 -
=5~ 207 [FR—57 K - X07

i AN 280,000 298.041|  8959.116 12.6 - 5.7 6.8 -
F+I1—0 F+I1—0

1-0 FALSYR) 50.000 64.9% | 8352738 11.7 - 1.7 - -
F1—0O F1-—0O0

1-0 F5v9) 15.000 15.429|  1.982.800 2.8 - - - 2.8
T1—0 T1—0

1—0 (NLF-) 33,000 37.820 4,860,353 6.8 - 29 3.9 -
F1—0O F1—0O

1-0 (I5VR) 67.000 76669 |  9.852.838 13.8 - - 13.8 -
F1-—0O0 F1—0O0

1—0 (RAY) 10,500 11,512 1,479,432 2.1 - 2.1 - -

1—0 (1) 175500 206428 26,528,163 37.2 - 16.7 17.7 2.8

= f 69,756,447 97.8 - 46.4 46.8 4.5
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FII—=T DANISH GOVERNMENT BOND f& & % | 7.0000 188,000 282,658 4,884,330 [2024/11/10
DANISH GOVERNMENT BOND &t 25 4.0000 5,000 5513 95,278 12019/11/15
DANISH GOVERNMENT BOND & 5 25 3.0000 240,000 274,202 4,738,217 (2021/11/15
DANISH GOVERNMENT BOND & 3t 25 1.5000 185,000 202,819 3,504,71512023/11/15
e =y | B8 AR H 45847
e 1 e e R S X CE IR ER P e
T/Vo1--70-% [F/b91--70-%
JIboT— NORWEGIAN GOVERNMENT BOND f&EE % | 3.7500 85,000 93,971 1,295,870 [ 2021/05/25
NORWEGIAN GOVERNMENT BOND & &t 25 3.0000 135,000 149,786 2,065,556 |12024/03/14
NORWEGIAN GOVERNMENT BOND & &t 25 1.7500 25,000 25,679 354,120 (2025/03/13
BK. NEDERLANDSE GEMEENTEN | %% ¥ & 25 3.5000 41,000 41,198 568,132 (2017/10/30
EUROPEAN INVESTMENT BANK | %5 ¥ & 2 2.5000 50,000 50,387 694,843 12018/01/17
EUROPEAN INVESTMENT BANK | %5 %% 1& Z5 3.0000 60,000 63,097 870,118 |2020/02/04
EUROPEAN INVESTMENT BANK | %F ¥k & 25 1.5000 50,000 50,663 698,649 12022/05/12
Cooperatieve Rabobank UA #* & Z| 1.5000 50,000 50,637 698,291 |2020/01/20
RABOBANK NEDERLAND B F| 26250 100,000 103,339 1,425,044 12019/09/02
e =y | B8R H Sl
I U ISl e R Rl R il Rttt RSl it R
= & 596,000 628,761 8,670,627
FADI-7Y+70-% [FADI-FY-70-%
AU T—=FV SWEDISH GOVERNMENT BOND f&&F % | 3.5000 80,000 93,464 1,259,894 [ 2022/06/01
SWEDISH GOVERNMENT BOND &3t 25 1.5000 50,000 53,922 726,87512023/11/13
Kommuninvest | Sverige AB BB EZ| 2.5000 180,000 194,965 2,628,130 (2020/12/01
Kommuninvest | Sverige AB K% MEZ| 1.0000 105,000 108,286 1,459,702 |2021/09/15
EUROPEAN INVESTMENT BANK | %F ¥k & 25 3.5000 50,000 55,554 748,874 12021/01/14
EUROPEAN INVESTMENT BANK | % % & 25 1.2500 200,000 203,770 2,746,819 12025/05/12
EUROPEAN INVESTMENT BANK | %5 % & 25 1.7500 100,000 104,418 1,407,554 (2026/11/12
Sveriges Sakerstallda Obligationer AB | #t & 25| 2.0000 100,000 103,720 1,398,145 |2026/06/17
N ) I CE ) IS IS R IS N A
= #® 865,000 918,100 | 12,375,997
FH—>> R 20F [FH-5VR - 20F
K=K Poland Government Bond &l 2| 5.2500 65,000 71,162 2,139,129 [2020/10/25
Poland Government Bond fBEE 25| 5.7500 80,000 90,544 2,721,752 12021/10/25
Poland Government Bond f& &l 25 3.2500 135,000 136,335 4,098,234 | 2025/07/25
e 2y | B8 AR H 3884
BRI | g7 e g 6 1T e 04T | 895916
F1—0O F1—0O
1-0 (P4IL5VR) | IRISH TREASURY & 5F 25 5.4000 30,000 40,862 5,251,227 (2025/03/13
IRISH TREASURY f&EE % | 3.9000 10,000 12,113 1,556,667 [2023/03/20
IRISH TREASURY & 5 25 3.4000 10,000 12,021 1,544,844 (2024/03/18
|88 W& 3844
Sl R S S A 56,000 64996 | E3saas| T
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X ba) bz L] & B EANXR | EFEREE NEES | ERELE BEEFEAE
% F1—-0O F1—0O FH
1-0 (#5v5) | RABOBANK NEDERLAND i m %| 17500 15,000 15429 | 1,982,800 | 2019/01/22
CTERE e o T
NE ST 15,000 15420 | " 71.982.800
F1—0 F1—0O0
1-0 (RIL—) | Belgium Government Bond mES| 37500 19,000 21519 | 2765506 |2020/09/28
Belgium Government Bond BEEZ5| 2.6000 14,000 16,301 2,094,846 |2024/06/22
L - 28|
NE ST 33,000 37820 74860353
F1—0 F1—0
1—-0 (I5v2) | FRENCH GOVERNMENT BOND | f8 3F 2| 3.5000 8,000 8:859| 1,138,506 [2020/04/25
FRENCH GOVERNMENT BOND | @ & 5 % | 3.2500 25,000 28717|  3.690.421 [2021/10/25
FRENCH GOVERNMENT BOND | @ & 3 % | 3.0000 34,000 39093 | 5023910 [2022/04/25
SR 5222 R SR AU S SR S
NEST 67.000 76669 | 0,852,836
F1—0O F1—0O
1—-0 (R4Y) | GERMAN GOVERNMENT BOND | @ f8 3 % |  1.5000 10,500 11512|  1.479.432 |2023/02/15
SRR L2:2.20 D R SR SR S R
NS 10,500 11512 ] 1479437
o (BWE| wosew | L
BN [ 2" g 175,500 206,428 | 36526163
L EEE EZ27 1 I I A A S
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Nordea Bank AB (XD x—7>) 1.625% 2019/9/30 | 1,378,099 | United States Treasury Note/Bond (7 XU7) 4.375% 2041/5/15| 1,716,415
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Royal Bank of Canada (37%) 2.1% 2020/10/14 582,390 | Banque Federative du Credit Mutuel SA (75>R) 1.7%2017/1/20 | 1,165,296

Total Capital International SA (75V2R) 2.7% 2023/1/25 569,575 | United States Treasury Note/Bond (7 XU7) 2.125% 2025/5/15| 1,117,038
Temasek Financial | Ltd (VY HMR—)L) 2.375% 2023/1/23 568,989 | United States Treasury Note/Bond (7 U71) 8.875% 2019/2/15 661,828

(1) SHERELRE BBIFHESENTBUEEA) .
(E2) BAEREEEHET,

WEABERER
M 5E NERE) LitE EER)
T %W 5 W X
N i @ = Tssc6om] % & B B 5 ® A & %
= % |88 ® A easainaasea]® A X F|ote kb e N IR E N I2 = 5 &
FrPAUA - RIL FrZAUA - RIL FH % % % % %
FAURH 394,012 396,436 45,106,554 98.4 - 19.4 27.6 51.4

(£1) BEBBERES. PAROHHZNESEYBETERSOMEEZD & ICRESEHRRNED DSTEHACKIBHIND U— NTHERELIZDHD T,
(F2) BALEG, HEEGEHEICNT SFHEEDEIS.,

(E3) S#EEE. STMEADBREIENIET,

(£4) FHEES SORMIERICOVC I ERERIMS [EE., HEERRUEEL)T—IZAFLTVET,

44



A UOBBMHARRIVEYY—-T7 R

(2) HE NEE) DHfE G55

E] # *x
S s | ® W | g F 0 k| BE e @ o i 2 {mazas
NEETE AERESE
% [F7ZAUR - RILFZXUBD - RIL FH
FXAUB United States Treasury Note/Bond & 8.8750 5,000 5,738 652,875| 2019/02/15
United States Treasury Note/Bond & i = 4.3750 5,000 6.151 699,968 | 2041/05/15
US Treasury Inflation Indexed Bonds & i = 0.1250 13,000 13,387 1,523,265 | 2021/04/15
US Treasury Inflation Indexed Bonds & 0.1250 22,500 22,056 2,509,627 | 2026/07/15
United States Treasury Note/Bond & 2.5000 4,800 4,243 482,780 | 2046/05/15
United States Treasury Note/Bond B\ i 1.5000 18,000 16,481 1,875,226 | 2026/08/15
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Svenska Handelsbanken AB fa & 5 2.5000 14,122 14,274 1,624,138 | 2019/01/25
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HBITFURE. BAREAHICEY., SEBYELBUTNEPEEES
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HIFHFT I ONBEETHEOEaZERITRRNGIEHE U TEH LT
HIERT,

(S&DERTE)

NFY - RIVBTORMESEBICHEZ AN, RE LIPS ORER
BRUETHHEDERERRED S LE T, MGHEPREREICED
<EARBUICEV. R—bT2 UFTDEET1L—Y3 V%3 ()
BENSS5 () EEOHENTERIE, BSO@HIBMAIRET S
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%@?’@%ﬁﬁ 3 FHFs - RIL| FAFS - Rb
= L B 296,140 685,497
(RSB ©) ( )
& &t 3 77 S 344,182 3239
(1) BPOBE (AEEOND 500 EERESD) 3B, Bk ->T hry -
SHEORICEBH B, BIEACLIEHUBRTY, BRADEA RESs 110,926 ( 3
BB KLUBEEEACOVWTIFEHED [1 70X OEROEME] DIEEOH
BECSR L, ‘ s 37,608 382,068
(F2) BEECEICAXBFLBAEALTHIET. = ’ ( 25,000)

(1) SHEFELRE BBIIFHESENTBUEEA) .

(£2) ( NFERICKDBPD T, LROBFICESENTHUE A,
(F3) HEESCIEFTPHREMLRS GRIRERsS) ESENTBUFEA.
(X4) BAEREEFET,

WEELTEHIR
n # f&
(201651181187 52017F58108%T)
= 7
B fif 7 i
e E B S &
e LK

CANADIAN GOVERNMENT BOND (17%) 1.5% 2026/6/1 | 11,382,195 | CANADIAN GOVERNMENT BOND (h7F%) 9.75% 2021/6/1 | 16,196,956
Province of Alberta Canada (H17%) 2.2% 2026/6/1 | 10,810,854 | CANADIAN GOVERNMENT BOND (A7%) 1.5% 2026/6/1 | 14,331,137
Province of Alberta Canada (h7%) 2.55% 2022/12/15 | 6,718,759 | GE Capital Canada Funding Co (H7F%) 5.53% 2017/8/17 | 14,247,428

ONTARIO PROVINCE (A7F%) 2.6% 2027/6/2 5,092,229 | Bank of Montreal (A7+%) 5.45% 2017/7/17 10,147,658
CANADIAN GOVERNMENT BOND (H7%) 5.75% 2033/6/1 3,810,472 | CANADIAN GOVERNMENT BOND (HF%) 3.5% 2045/12/1 7,492,478
CANADIAN GOVERNMENT BOND (17%) 3.5% 2045/12/1 | 3,279,114 | ONTARIO PROVINCE (37%) 4% 2021/6/2 7,134,841

CANADIAN GOVERNMENT BOND (17%) 2.75% 2048/12/1 2,748,831 | CANADIAN GOVERNMENT BOND (A7%) 2.25% 2025/6/1 6,371,623
Canadian Government Real Return Bond (H7%5) 4.25% 2026/12/1 2,321,963 | Canadian Government Real Return Bond (H7%) 4.25% 2026/12/1 5,914,618
CANADA HOUSING TRUST (h7F9) 1.75% 2022/6/15 2,100,115 | ONTARIO PROVINCE (H7%5) 3.15% 2022/6/2 5,873,229
CDP Financial Inc (7% 4.6% 2020/7/15 1,884,216 | CANADIAN GOVERNMENT BOND (h7+9) 4% 2041/6/1 4,850,001

(X1) FEEFREULAE @BIFHRSFENTEUEEA) ©
(E2) BAEREETHET,

WEABERER
M 5E &R otE BsR)
% B 5 B x
& @ = 5 ® % B W5 A A%
= % |88 2 A easselnarasn|® A X F|0re ki e N IR N I 5 5 &
FHFS - RIL FhH+S - RIL FM % % % % %
Hhrs 2,973,786 3,479,962 289,010,896 97.6 - 271 46.6 239

(£1) MBERBELEF, PROHIZNESEYBETERBDOMEZD L ICREEEHRRNED DSTETACKIEHIND U— N THERELIZHD T,
(F2) HALLERG, MEEREICN T DHEEDEIS,

(E3) SHEE. SHBADSMRBIFIIB T,

(E4) FHEES SORMABERICOVCFEREREME EE, HEERRUEL) T—IZAFLTVET,
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hrs CANADIAN GOVERNMENT BOND & & 10.5000 250,545 341,307 28,345,582 | 2021/03/15
CANADIAN GOVERNMENT BOND & & 9.7500 18,000 24,250 2,014,018 2021/06/01
CANADIAN GOVERNMENT BOND & & 5.7500 10,000 14,256 1,184,010 | 2029/06/01
CANADIAN GOVERNMENT BOND & & 5.7500 75,000 113,128 9,395,321 2033/06/01
CANADIAN GOVERNMENT BOND & & 5.0000 47,000 68,534 5,691,786 | 2037/06/01
CANADIAN GOVERNMENT BOND & & 4.0000 21,000 27,821 2,310,552 | 2041/06/01
Canadian Government Real Return Bond & E = 4.2500 6,000 12,377 1,027,977 | 2026/12/01
CANADIAN GOVERNMENT BOND & & 2.5000 5,000 5,399 448,411 2024/06/01
CANADIAN GOVERNMENT BOND & & 2.7500 18,000 20,089 1,668,457 | 2048/12/01
CANADIAN GOVERNMENT BOND & & 2.2500 10,000 10,642 883,859 | 2025/06/01
CANADIAN GOVERNMENT BOND & & 1.5000 18,000 17,991 1,494,167 | 2026/06/01
Province of New Brunswick Canada |#2 75 & &F %5 6.7500 15,330 15,453 1,283,392 | 2017/06/27
Province of New Brunswick Canada |#2 75 & &F %5 6.0000 40,200 41,527 3,448,884 | 2017/12/27
Province of Nova Scotia Canada 75 & 35 5.4600 808 810 67,336 2017/06/01
Province of Nova Scotia Canada 75 & 35 9.6000 3,430 4,668 387,724 | 2022/01/30
Province of Quebec Canada 75 & 35 9.3750 15,000 21,140 1,755,747 | 2023/01/16
Province of Quebec Canada 75 & 35 4.5000 10,000 11,106 922,361 | 2020/12/01
Province of Quebec Canada 75 & 3 4.2500 86,000 96,389 8,005,161 | 2021/12/01
Province of Quebec Canada b % 1.6500 10,000 10,047 834,444 | 2022/03/03
ONTARIO PROVINCE 75 & 35 9.5000 7,822 12,123 1,006,828 | 2025/06/02
ONTARIO PROVINCE 7 o 3.1500 20,000 21,492 1,784,910 | 2022/06/02
ONTARIO PROVINCE 75 o 4.0000 5,000 5,507 457,385 | 2021/06/02
ONTARIO PROVINCE 75 & 35 2.6000 60,000 61,270 5,088,490 | 2027/06/02
Province of Manitoba Canada 75 & 3 6.5000 46,100 47,077 3,909,771 | 2017/09/22
Province of Manitoba Canada 75 & 3 5.5000 35,000 37,415 3,107,344 2018/11/15
City of Toronto Canada 75 & 3 6.1000 16,918 17,441 1,448,539 | 2017/12/12
Province of Saskatchewan Canada |#2 75 & &F %5 9.6000 40,683 55,230 4,586,886 | 2022/02/04
PROVINCE OF SASKATCHEWAN b o 8.7500 2,000 2,965 246,288 | 2025/05/30
BRITISH COLUMBIA 7 o 5.3000 35,000 38,147 3,168,154 | 2019/06/17
BRITISH COLUMBIA b o 9.9500 50,430 66,946 5,559,892 | 2021/05/15
BRITISH COLUMBIA b o 5.6000 46,066 48,410 4,020,475| 2018/06/01
BRITISH COLUMBIA b o 9.0000 11,860 17,420 1,446,797 | 2024/08/23
BRITISH COLUMBIA b o 10.6000 49,587 64,490 5,355,925 2020/09/05
BRITISH COLUMBIA 75 & 35 9.5000 89,400 123,319 10,241,664 | 2022/06/09
BRITISH COLUMBIA 75 & 35 2.8500 10,000 10,612 881,326 2025/06/18
BRITISH COLUMBIA 75 & 35 3.2500 25,000 26,997 2,242,163 | 2021/12/18
Province of Alberta Canada 75 & 3 1.3500 15,000 14,919 1,239,035| 2021/09/01
Province of Alberta Canada 75 & 3 2.5500 77,000 80,383 6,675,839 | 2022/12/15
Province of Alberta Canada 75 & 35 2.2000 130,000 129,036 10,716,497 | 2026/06/01
Regional Municipality of York 75 & 35 7.2500 7,891 7,948 660,157 | 2017/06/19
PSP Capital Inc ¥ % & 3.0300 20,000 21,136 1,755,411 2020/10/22
PSP Capital Inc ¥ % & 3.2900 25,000 27,101 2,250,779 | 2024/04/04
CPPIB Capital Inc ¥ % & 1.1000 20,000 20,031 1,663,607 | 2019/06/10
CPPIB Capital Inc ¥ % & 1.4000 20,000 20,087 1,668,241 2020/06/04
CDP Financial Inc ¥ % & 4.6000 20,000 22,001 1,827,232 | 2020/07/15
Mun Fin Auth of British Columbia ¥ % & 5.1000 38,685 41,108 3,414,038 | 2018/11/20
CANADA HOUSING TRUST ¥ % & 1.7500 25,000 25,364 2,106,521 2022/06/15
Toronto-Dominion Bank/The #t & 5 2.1710 28,000 28,268 2,347,677 | 2018/04/02
Toronto-Dominion Bank/The #t & 5 26210 15,000 15,573 1,293,387 | 2021/12/22
Toronto-Dominion Bank/The #t & 5 2.4470 10,000 10,224 849,153 | 2019/04/02
Toronto-Dominion Bank/The #t & 5 1.6800 67,000 67,310 5,590,112 | 2021/06/08
Toronto-Dominion Bank/The #t & 5 2.0450 10,000 10,153 843,248 | 2021/03/08
Bank of Nova Scotia/The #t & 5 4.1000 20,000 20,049 1,665,119 | 2017/06/08
GE Capital Canada Funding Co it & 5 5.5300 45,000 45,579 3,785,348 | 2017/08/17
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GE Capital Canada Funding Co # & 5 5.6800 164,000 180,603 14,999,109 | 2019/09/10

Canadian Imperial Bank of Commerce/Canad | #t & 5 3.9500 26,000 26,143 2,171,219 2017/07/14

Canadian Imperial Bank of Commerce/Canad | #t & 75 1.7000 10,000 10,071 836,396 | 2018/10/09

HYDRO QUEBEC # & 75 10.5000 24,660 34,040 2,827,056 | 2021/10/15

HYDRO QUEBEC # & 25 11.0000 245,000 320972 26,656,728 | 2020/08/15

HYDRO QUEBEC # & 5 5.5000 21,450 22,706 1,885,796 | 2018/08/15

HYDRO QUEBEC # E 75 9.6250 30,835 42,872 3,560,550 | 2022/07/15

Ontario Electricity Financial Corp # & 25 10.1250 88,681 120,941 10,044,181 | 2021/10/15

Ontario Electricity Financial Corp #t & 75 8.9000 60,274 81,975 6,808,078 | 2022/08/18

Ontario Electricity Financial Corp # & 75 10.0000 13,100 16,197 1,345,223 | 2020/02/06

Ontario Electricity Financial Corp # & 5 9.0000 5,400 8.067 670,023 | 2025/05/26

Bank of Montreal # & 25 6.0200 210,000 219,975 18,268,923 | 2018/05/02

Bank of Montreal #t & 25 5.4500 11,631 11,730 974,232 | 2017/07/17

Royal Bank of Canada #t & 75 3.7700 165,000 168,922 14,028,976 | 2018/03/30

Royal Bank of Canada # E 75 1.5900 52,000 52,365 4,348,916 | 2020/03/23

Royal Bank of Canada # & 5 1.4000 30,000 30,120 2,501,515| 2019/04/26

Royal Bank of Canada # & s 2.3330 12,000 12,167 1,010,512 | 2023/12/05

s FBBE| ZAE:2] DY DN IS S I S

R k- 2 2,973,786 3.479.962 | 289,010.896

(E1) MBEHREREF. PROHHZNBESEYBETERBDMEZD L ICREEEHANED DTETACKVEHIND U— N THERELIZHD T,
(x2) BEEZE. HHEADBREIENIET,

WSS EDER WEE. 8F. TASLUEEMBEOIRR
2017 581081 ®E 20175581081 ®E
- g E H x 15 E] E il X
B 5F fii & | B (A) BE 297,052,394,347H
% =)L - O0—V% 2,710,799,466
YNIRE] 289,010,896 97.5 NS (GHEE) 289,010,896,937
a—)L - O—VF. 20 7,377,225 2.5 KINASE 1.496,266,900
R ESEEERSER 296,388,122 100.0 SRIFE 3,544,344,368
e b B LB 5L | (RS o AT 84,986,619
%%r_;*a SHE10BICSTZHEREL— NS, 1059 - RJL=83.05 (B)iﬁ% 1,222,2%,388
E3) MERCH R R EHSSER R o
O e Saa T o Ienis 8 ikl Goam ey, HHRRE KILEHS 389,061,438
ZDftRILER 1,081
(C) fEmELEE(A—B) 295,999,011,828
LA 175,404,446,372
RERtREIE RS 120,594,565,456
(D) SERO 175,404,446,37200
1 /02" BXE(HEE(C /D) 16,875M

*HAEICHF D ITAEEF207,451,137,177F, HEAPICH T B BIRETAEE
104,390,931F. EfEHITTAZEE32,151,081,736H T,

* LER(ICHIF 2L —T 7 Y RERENRE I HREFEDTARF, 940
WHREST 7 KM (FOFsA) (BRI EREAM) 196,055,675, i
39E 77V N133,936,537M, 94 DEMATI RIVEFT—TY (10
RER) 1,651,368,941M, F4 DB AFTI RILEF—TY - RET T
T4 IN\vY (BAHED) 128304,991H., 94 JHAGEHET 7 RV A

(GEMSHBIIREREMA) 32,139,045, 54 JHRES T 7V K (BEHE

Al) 3926,752,172M, 940 - JO-NIVEEHT 7V R (E20REE)
57,337,640M, 4 DHFREST 7 R (F20RER) 6,368,919, 91
DB NTS RIVEST—TY (BASHEE) 155166,249,708M. 94D -
JO0-NIVEET7 728 (BEHER) 14,105,932,744HT9,

* BERDFTREOHE Y OIEEELIF 16,875 T,
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76,585,079
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KFW-KREDIT WIEDERAUFBAU (R-) 5% 2024/3/19 963,008 | AUSTRALIAN GOVERNMENT BOND (A=A RZU7) 4.5% 2020/4/15 929,010
Commonwealth Bank of Australia (7—Z~5U7) 3.25% 2022/1/17 851,864 | National Australia Bank Ltd (#—AKZU7) 7.25% 2018/3/7 906,116
AUSTRALIAN GOVERNMENT BOND (#=AK3U7) 3.25% 2025/4/21 811,854 | QUEENSLAND TREASURY CORP. (#—ZK3U7) 3.25% 2026/7/21 675,453
QUEENSLAND TREASURY CORP. (A=A K3U7) 2.75% 2027/8/20 394,264 | AUSTRALIAN GOVERNMENT BOND (#—ANZU7) 3.25% 2018/10/21 433,274
QUEENSLAND TREASURY CORP. (#—AKNSU7) 6% 2018/2/21 335,844 | QUEENSLAND TREASURY CORP. (A=A RSU7) 6% 2018/2/21 335,481
LANDWIRTSCHAFT RENTENBANK (RAY) 2.7% 2022/9/5 84,854 | AUST & NZ BANK (#—XKZU7) 4.25% 2018/4/17 262,855
Stadshypotek AB (RDT—F">) 4.25% 2017/10/10 261,639
RABOBANK NEDERLAND AU (#35>4) 7.25% 2018/4/20 258,853
Commonwealth Bank of Australia (#—2ZK35U7) 4.25% 2018/1/25 175,464
Suncorp-Metway Ltd (#—ZAKS5U77) 4% 2017/11/9 130,920
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(F2) BERBIETHET,
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N Ei fili il ~|>5BB#® % o7 OB OB B M A X
& 2| BEE O e s s e negeee |0 O L F|OTEARE T E U F[2 & U F]2 & % B
TA—ANSUT - RIL [FA—ZNSUT - Rl FH % % % % %
F—AKZU7 199,825 211,334 17,371,702 96.8 — 435 43.2 10.0
(1) FHERBESEG. HROMZHBEEEYEETEHEDOMEED & (CREGEHARNTEDDHETEICLVEHEIND V- NTHERBELUILDDTT,
(F2) HALLERF, MEEREICN T DHEEDEIS,
(E3) A, SHBADSMIREFUIB T,
(E4) FHMZES JOBHBERICOV T ERERIG ESE, MSERAMERI T —IZAFLTVET,
(2) SE NEE) [HHE E8RF)
E] A ES
S % % w | g A % | BE e @ |— @ # lwmsnpo
NERHE| FAERESSE
% [FA=ARSU7 - RBlb |FA=ARSU7 « Rlb FH
F—=ASU7 AUSTRALIAN GOVERNMENT BOND & i = 5.7500 3,000 3,449 283,545 2021/05/15
AUSTRALIAN GOVERNMENT BOND & 5 % 4.5000 8,000 8,636 709,912 2020/04/15
AUSTRALIAN GOVERNMENT BOND & i = 3.2500 9,000 9,583 787,731 2025/04/21
AUSTRALIAN CAPITAL TERRITORY 5 & 4.0000 5,000 5,459 448,746 2024/05/22
LANDWIRTSCHAFT RENTENBANK ¥ % & 5.5000 5,000 5,688 467,574 | 2022/03/29
LANDWIRTSCHAFT RENTENBANK B % E H 2.7000 3,000 3,005 247,029 2022/09/05
KFW-KREDIT WIEDERAUFBAU ¥ % & 5.0000 10,000 11,369 934,564 | 2024/03/19
KFW-KREDIT WIEDERAUFBAU ¥ K & F 2.7500 10,000 10,166 835,669 | 2020/04/16
Airservices Australia ¥ % & 4.7500 4,400 4,728 388,643 2020/11/19
Airservices Australia ¥ K & F 2.7500 2,860 2,837 233,208 | 2023/05/15
WESTERN AUSTRALIAN TREASURY CORP. | ¥ %% & 2 2.7500 7,000 7,069 581,125 2022/10/20
QUEENSLAND TREASURY CORP. B % E H 5.7500 10,000 12,028 988,775 2024/07/22
QUEENSLAND TREASURY CORP. ¥ % & 3.2500 12,000 12,325 1,013,131 2026/07/21
QUEENSLAND TREASURY CORP. B % E H 2.7500 5,000 4,872 400,556 | 2027/08/20
INTL. BK. RECON&DEVELOPMENT |4 % & 3= 2.8000 3,000 3,050 250,774 2021/01/13
INTL. FIN. CORP. ¥ % & F 2.7000 5,000 5,065 416,408 | 2021/02/05
EUROPEAN INVESTMENT BANK ¥ % & 4.7500 9,500 10,603 871,601 2024/08/07
EUROPEAN INVESTMENT BANK B % E H 2.8000 3,000 3,039 249,832 2021/01/15
EUROFIMA ¥ % & 6.2500 3,000 3,202 263,243 2018/12/28
NORDIC INVESTMENT BK. B % E H 5.0000 5,000 5,572 458,022 2022/04/19
COUNCIL OF EUROPE ¥ % & 6.0000 1,065 1,186 97,545 2020/10/08
ASIAN DEVELOPMENT BANK ¥ % & F 5.0000 5,000 5,575 458,330 | 2022/03/09
INTER-AMERICAN DEVELOPMENT BANK | % % & 325 2.7000 7,000 7,076 581,723 2021/08/18
AFRICAN DEVELOPMENT BK. B % E H 2.7500 10,000 10,118 831,748 | 2020/02/03
National Australia Bank Ltd i & B 4.2500 4,000 4,150 341,149 | 2019/05/20
Coca-Cola Co/The i & 75 2.6000 4,750 4,780 392,921 2020/06/09
University of Sydney i & B 3.7500 6,000 6,128 503,769 | 2025/08/28
Australian National University #t & 5 3.9800 4,040 4,186 344,166 | 2025/11/18
RABOBANK NEDERLAND AU i & B 7.2500 7,000 7,345 603,772 2018/04/20
University Of Melbourne #t & 75 4.2500 4,210 4,459 366,611 | 2021/06/30
AUST & NZ BANK i & B 4.2500 2,000 2,041 167,770 2018/04/17
AUST & NZ BANK #t & % 4.5000 5,000 5,168 424,813 2018/11/06
Commonwealth Bank of Australia fa & B 4.2500 3,000 3,109 255,640 | 2019/04/24
Commonwealth Bank of Australia i & 75 3.2500 10,000 10,097 830,030 | 2022/01/17
Westpac Banking Corp #t & % 4.5000 4,000 4,155 341,610 | 2019/02/25
L mmm] el I
Ed 28 199,825 211,334 17,371,702
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44 Ehle] Elale (A) BRSNS 352,378,589
A-BOND(10YR) (A=A KZU7) — 645 SHEVFE 352,234,322
(E1) SEROFMERD. BROBHENEEENEESSEDMELZSE(C ZOMNES 160,783
g%?iﬂﬁ%n‘ﬁmzﬁ%mﬂ:& DEHINDL— CHERE LD SRS A 16516
(I2) BFEETIET, (B) BiEEIAsEan 545,395,847
o=ty 757,614,053
WSS EDER FER A 212,218,206
201764 51788RE (C) SeinENs |2t80 N 4,460,518
= 5 ] I * XS % 24,188,077
a i E |t B EVETES] A 28,648,595
T % (D) Z0fthEH N 3,423,264
NitE 17,371,702 96.6 (E) HHERIEHIS(A+B+C+D) 889,890,654
)L - O—V%. Zz0f 609,048 3.4 (F) BisAfgiatss 11,022,333,271
R ESEEMERSER 17,980,751 100.0 (G) BwEIEGE A 1,616,653,047
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*2) ASBARE. BROBDENHESENEEERIBEOHEE oL 01 (1)&E(E+F+G+H) 11,143,544,421
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General Electric Co (ZXU7) 1.875% 2027/5/28 131,110 | Belgium Government Bond (N)LF—) 4.5% 2026/3/28 128,285
Westpac Banking Corp (#—Ab35U7) 0.875% 2021/2/16 125,463 | Nordea Bank AB (XD T—5">) 3.75% 2017/2/24 122,227
GERMAN GOVERNMENT BOND (RA) 2.5% 2021/1/4 89,981 | GERMAN GOVERNVIENT BOND () 3.25% 2021/7/4 105,849
FRENCH GOVERNMENT BOND (75>R) 3.25% 2021/10/25 67,156 | FRENCH GOVERNMENT BOND (Z5>2X) 5.5% 2029/4/25 37.277
Belgium Government Bond (NJLF—) 5.5% 2028/3/28 35,925
Banque Federative du Credit Mutuel SA (I5V2A) 4.125% 2020/7/20 13,861
Belgium Government Bond (~\)LF—) 5.5% 2017/9/28 12,056

(1) SBEEELRE BBIFOESENTBUEEA) .
(£2) BAERBEFTHET,

WEABERER
(1) S8 S&5E) DHE (BER)
fE_m % 5 *
R & fi & 2|>5BBE] B & M B 5 @ A & %
X 2 |8 B ® By eeen  nepeaa |0 0L FIUTEALRE[s £ 0 L2 & N L]2 & F B
Fai—-0O Fi—-0O BiE. % % % % %
1—0 (PAILSVE) 1,000 1,115 134,668 4.8 - - - 4.8
F+1—0O F+1—0O
1—0 #35v9) 700 730 88,234 3.2 - - - 3.2
Fa1—0 Fa1—0
2-0 (NLE-) 2.200 2.781 335809 121 - 9.4 - 27
F1-—0 F1-—0
1-0 (I5v2) 7.600 8.962 1.082.268 38.8 - 202 186 -
F1-—0 F1-—0
2-0 (R1Y) 850 960 115.941 4.2 - - 4.2 -
F1—0 F1—0
1—0 (I4V5Vh) 1,000 1,073 129,632 4.7 - - 4.7 -
F1—0O F1—0O
1—0 (ZDfth) 5,900 6,430 776,502 27.9 - 8.9 14.5 4.4
= B 19,250 22,054 2,663,058 95.6 — 38.5 42.0 15.1
(E1) BERASER, BAOBIENBESENEESEISBOMEL b CRABEHRNED 35MHIAIC S VAN L— NCHARRE LI B0 TT.
(£2) BALEF, MEEREICOHT DTEADLS.
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NERSTHIAEHRESH
% F+1—0O F1—0O FH
1—0 (P45 R) | GE Capital European Funding i & 5 6.0000 1,000 1,115 134,668 | 2019/01/15
_ |88 R B 15848
R E S | S R SRS S T666] T A5 Tmaees] T
F1—0O Fa1—O
1—0 (#5V9) RABOBANK NEDERLAND #t & % 4.7500 700 730 88,234 | 2018/01/15
_ |88 R B 15848
S E S | i S IR S 0] 73617 TEeasa] T
F1—0O Fa1—0O
1—0 (NJbF—) | Belgium Government Bond & 5.5000 600 620 74,983 2017/09/28
Belgium Government Bond & & 35 4.5000 1,600 2,160 260,825| 2026/03/28
_ |88 WM 28817
MEHIZ T w 2.200 2.781 335,809
F1—-0O F1—0O
1—0 (F5VA) FRENCH GOVERNMENT BOND & 5 % 8.5000 1,200 1,484 179,241 2019/10/25
FRENCH GOVERNMENT BOND & 8.5000 1,400 2,100 253,622 | 2023/04/25
FRENCH GOVERNMENT BOND E 5 % 3.5000 600 672 81,251 2020/04/25
FRENCH GOVERNMENT BOND & 3.2500 500 577 69,761 2021/10/25
FRENCH GOVERNMENT BOND & = 0.5000 1,500 1,452 175329 | 2026/05/25
Banque Federative du Credit Mutuel SA | # & 75 4.1250 900 1.019 123,080 | 2020/07/20
Banque Federative du Credit Mutuel SA | # & 5 2.6250 1,000 1,110 134,123 | 2024/03/18
Total Capital International SA i & 5 2.1250 500 545 65,858 | 2021/11/19
_ |88 R H 87iA
R S | I e e B 7= ) T ) I TP 2]
F1—0O Fa1—0O
1—0 (RqY) GERMAN GOVERNMENT BOND & E =5 2.5000 700 785 94,796 2021/01/04
GERMAN GOVERNMENT BOND & i 3 3.2500 150 175 21,144 | 2021/07/04
k- 28817
MRS Tm 850 560 115.941
F1—-0O F1—0O
1—-0 (742352 R) | Pohjola Bank PLC [ & 75 2.0000 1,000 1,073 129,632 | 2021/03/03
L 18848
il i 28 1,000 1,073 129,632
F1—0O F1—-0O0
I1—0 (Z0fth) BNZ International Funding Ltd/London | # & 5 1.2500 1,000 1,017 122,900 | 2018/05/23
Svenska Handelsbanken AB Ea & o 4.3750 1,000 1,190 143,719 | 2021/10/20
General Electric Co #t & 25 1.8750 1,000 1,079 130,319 | 2027/05/28
PROCTER & GAMBLE CO. #t & % 2.0000 900 982 118,623 | 2022/08/16
National Australia Bank Ltd i & %5 4.0000 1,000 1,132 136,737 | 2020/07/13
Westpac Banking Corp i & 5 0.8750 1,000 1,028 124,203 | 2021/02/16
o |88 R B 6551R
el 1 e e <o) Y= o) M7= 7)
L o mmm IE] Y IO I SO AN M
N E 28 19,250 22,054 2,663,058

(E1) HEREDEF. FRONDZIREEYEETERBOMEEZ D & (CREGEHRRNTED BHEFECIIVELINZ L — b THERELIZDDTY,
(x2) BEEE. STHEADBREIEUNIET,
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SAUEBHI1I-OBYY—T7 R

(3) SHENS | DEEIRBIEARTES (FHMMER) WEZDIKR
[ 7 = g H2016E98 60 ZE20174£3868
& 7 " B % ® o= T E 5 5
5 =hal E=hal (A) BoHEINE 47,112,4478
BUND(TOYR)(R V) - 135 SEFS 47,191,049
OAT 10YR(ZS V) - 301 STHLNFE N 78,602
(E1) NEROTHEER. BRI EEEYEEAEBE0MERDE (B) BifisFE=EER 23,376,790
BEEXBANTED B ETEC K FEIND LU— N CRERE LD i
sl FEER 115,886,148
GE2) BfRmlEtET, =t AN 92,509,358
WSS SR EDER (C) FcHpENs |8t 10,531,476
20174 3B 6 QIR EE\EE 17,319,317
= = = HELE] A 6,787,841
=] 8 5 @ aﬁl T = (D) Z0ithEMA T 592,224
- jFH‘ % (E) MEMERS(A+B+C+D) 80,428,489
N 2.663.058 91.3 (F) piHpfEistE 1,141,936,710
SLBAFELARE 2.917.563 100.0 (H) BIlEEEiERE 26,342,478
oy (1) BHE+F+G+H) 1,148,878,234
NETREE. BROBI N ESEYRETEIIEOMEED S CRE REBEEUEEE(1) 1,148,878,234
[SFEHSNEDBSH AL BRSNS — P THERELLEOT 0T1) BRERRRE . —BRNRSOROMES e DEBELNL,. TAZ

9. BB 3B6BICBIZIHEREL— ML 11—-0=120.75MT TEZEaEAREE LT, FO2EAEBEE LTIBSNET.

. -y LO2ESE  LOBEEE: 3
(£3) BERICHTDNERMARE (2761987FM) ODRAEEHELS (2) EMEEE Rl CIEHE TR DE R L, AR TES

(2917.563FM) ICHT BLEE, 94.7% T,
WEE. 8. TABKLUBEMEADIRKR

2017 3B 6 HIR%E
18 = E| il x
(A) BE 2,917,563,630M
J—)L-0—VF 181,219,482
RHEGHDER) 2,663,058,476
RINAE 2,050,335
RUINAIR 43,746,208
BILAEA 2,731,763
ZEAELE LS 24,757,366
(B) &f& 131,461,705
S/ 131,110,350
BN 351,355
(C) fLEELER(A—B) 2,786,101,925
A 1,637,223,691
AR ES T 1,148,878,234
(D) ZIEFSOE 1,637,223,6910
1702 B4EffiZa(C D) 17,017H

* BB ([CH (T D ITA%ZEIF1,745,320,559[ ., HEAR(CH (T 2 BIERETALEE
38,432,992M. EIEHITTAEEIF 146,529,860 T,

* BHRICHIFRHTT—T 7 Y RERENRE T BREETDOTAREG. T140
Bt 1—-0EF -7 (BANER) 28,765,232, 4 JitREST 7~
KM (FOFsH) (B8H#EIREREM) 66,833 511, 91 DHFREST 7
VRVA (EREEIRERSEHA) 12,245,925, 4 DtFREET» VR (B
AN 1,466,522,104M. 94 JHFEXT 7V R (FE2ERER)
2,%§>2,722F’l SAOSKMIBEBET 7 VR (BEANER) 60,794,197H

* BEROEEOMS Y OMEERL17.017HTI,.
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BT LK TEUINBEDERSB JOEEMEDBERGRERZD S U TERZTRNE T,
QRECHIZHTlE UTDLSBRICER VBN SERAZTRD JEZBARELET,

1. BENROBMIFIF, BUSHICHVWTAABBIELUE (L—F 0 —XTAa 3BLEZFE
SPTAA-DILE) £TBTLZBEALELET,

0. S, BHTDETFCK>TAABHEISLU L TR >2ZHE. ZFEIEOHIKICKY
LFHMZREITDILHTERIN, TOHAEE. GFFCTEFHMEDHEERLLEADI10%
BEZ EREUET,

/\. EFHEE (BT - NEZSHET. ) . EEERESE. DUEZNSICET D EHEN
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K(F. EEHMEOMEERERDI0%IEEZ LRELE T,

. IR=hT3UFDEBET2L—Y3VIE 3 () BENSS () BEOHEZEALS
LEFET,

N BFURTRFEDRD, BRY FEZOEGEEYENG IEZHMAIT LN HIET,
ONEREEDRE(CHC>TIE, RN FNEREEDKRENERGS 7. S5EMEDMEELERD
100%(3ADF2 T EZREARELE T,

GORENEREEICDOVT, RBEFHURIZOET DIDDRENY J(FTBRVEEBA. R
H. FENEREEDTENE. BES. FEFORIY XESBLWVICH N2 BB THNEZET
BOTENTERHDELET,
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WHAR DR (TR & TR DHER

(M)
12,000
1500 — EH(0ER

1me //f/ﬂryxvxxﬁﬂﬂjﬁw»\wMA

10,500 \JWWV

10,000 '

9,500
BB

(2016.10.5)

IS
(2017.4.5)

s on g |B* 0 # R0 RA 0| meny
maE | cray [Ees | *

M % % % %

(HAE)2016F1085H | 10,381 — 112,683 - 977 211.0
10B=% 10,048 | 23.2(111.813| 26.9 96.6 | 2149

IREES 11,067 6.6 12,856 1.4 969 | ~ 48

12B% 11,318 9.0113.350 5.3 971 | & 5.0

20178 1 BX 11,211 8.0112,978 2.3 96.7 | A16.8

2 A% 11,086 6.8113,159 3.8 975 | Aa171

3 A% 11,115 7.1113,270 4.6 978 | A18.6
(BA%)20178 4 B58| 10,947 55113,148 3.7 98.1 | A15.0

GE1) BSEREHEL.

(£2) YT+ ZEBRBA VT VIR (ARE) F. VT BEEGBA VT VIR
(BRY RR—=2) OF—FICETEMBREL, BT 7V RBEHE
10,000& UCAFIBEEFENHELIEDHDTY,

CE3) BADERF. BEMBENORMRZZERL T, BHREXEOREZRA
LTW&ET,

(GE4) DHEEALRIHHTHANETHES ERRtEsy) ZREFI.

(GE5) EHEMLRGERLE-FREETT,

GEREE)
SEEMEBESDHREICDONT
(BE(MEE - BEE]
HAgy © 10,381 HAK : 10,947 #E%ZEZK 1 55%
[(BEMEOELEHER]

TR RETODESICKREUER., AN LR (BF@EEET
) Ul ERFYAFTRBRERBY F LD, TR RAWHTLER
LIeCEW TS REBRERY . G CEEMEBEGF EFELUE U, <H
L<IF HREREBICOVLT] 2I8BIET 0,

QIRERIBEICONT

OREEF TR
RESSEMSEOETF LR (BSEEETE) LELR. #ign
52016F10BKICMNITIE. EERENRAICHE T 20, Rl

IAED _EFPERY RZICL 2P EFDER SN ENSEN

BEIHMEIREL. SR EEERAEBRIFUR. 11AICE. K

HOXKERZET NSV TERANEF L. BEOBERNKESDIL

KAV TLDIRZD ST EOEAN S, KEIOENTEED

B ERUFE U, 12BLEEFE. EU RNES) BERRDE

EHLSBDIATERNBARY b SV SAFREOBEREGRECEES

N2D, SHELYIHBELBYF U, LNMUL20T7E28ICA

& BOE (VIS5 VRRIT) hSAIEFZERIZEN SO
DIBN S IED. 73V AKMBERRE 1 —OBDEBIEA N
MMIHIBERRNBF >l EDHY . FIFETLE U,
OREEE
TR RIFHATERUE Ulc, BIEN 52016F108KICHF
TlF, RENRESUBRARZELT 2MPELRL TE UBRS
EATIRS EOBRDILN ST ERET, HWRY FHIFFELFL
Igo 1MTAICAZE. REDAHBEET SV TEDSBFIL. B
EDORBEBERANDIRFEND STHBO U X 7B FENRE S/ ET
BRENNBERI T U, Flo. REDBRHRBEIEFOFREIN.
HRY RHRFAES ERUE UL, UL UI12BFFLIEE. EU
BERRDT5/EZ < BFATENBARNDBUOBTH Y. HRY FHIFT
BUER U, 20175 2 AMED. KEBEASOEIL 108
THRLSBUEANY b ZEEM LU R I OEOEEH SHBE DS
FolelEbHdHY., TIRY FABEEGECHEB LE U
SHHACBIF B [SERDERA

RN FERTORUEFICRET B EICKRY. BEULUED
ERBLUEEMEOBEERBERZDHS U CERZITBRVET . &
FM—h T3 UADERURXT BET2L—3Y) [CDOVTIE.
TP VIAVINIAPERBRRBELUGECEDE, 3 () BE
n55 (F) EEOHECTCIY MO—ILLET, JUIY FURT
AT ERABMITBVSIRCR— T2 U ZBET2HHT
ED

O R—RrTFUFICONT
TR R TORMHESEZSAICHEAAN. ZE UIEINEDRERS
FOEEMEDBRBHNEED S UTBRETRVE Uiz, SHZE)
URIERTEBET 21—y avCdOVWTlE. 3 () BENSS
() BEOHENTERUE U, BICEAIRTNEANBRE 1B
ETE. BEFaL—yavERLUE—A. 5] LEEOHSE
3BEECEFEHLETZRE, BEHOCHERESEZREL THLE
FRVE U,
BEHFERREMICRALTIE. BEDHEALEEZSDICREE U,
BEBICEALTR., EBABLEZSAICREF U,
ORNYFI—TEDEREICDOVNT
HT 7V RIGERDFHIF CFEEEEL BRIV FY—D ZHRIT
THNFEBA.
HHDHET 7 ROEEMBESEIBHOBEERSE. [HHPDDE
EMEBEEMROHRE] #ISRIETV

(S&DERE)

TR R TOMHESICRET 2T &KW, BE UIESORR
BRUETHHEDERBREED S UCBRETBVNET, EER—
TrUFORFURT BEF1L—Y3Y) [CDOVTE. T7 V9%
VINAPEBMBERDBBELGE(CETE, 3 (&) BENS5 (#) 12
EOBETIY MO—LLET. ILYy NURTETRE. ERBEHT
DBV TR — N7+ UZ 25T 258 T,
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FoEZEL T A
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BIMEEESES 1Bt

ZOER
(REER)

AN
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st

(1) BPDOBER (EBEHRODDDDDIHERZSO) B, BHICE>T
SHEORICEBN D B/cD. BIEACIVEHUBRTT. BREDE
E?b&i()%ﬁ&lc)b\t[:tau?%@ [1BEOHY OEMOE] OEEOR

RSIZT L,
(x2) %IEE CECHFRBEMERALTHIET,

T4 IRBMARRY REYY—T 7

WEES S UG IDKRR

Mr # &
(20161086 HN'S2017FE4B5H%FT)
B N B | = N =
" FAEUR - TR FARUR - KT R
i 8,908 18330,
ARUR | s 2578 215
% 1187 305,

(1) SHEEELRE BBIIFHESENTBUEEA) .

(GE2) (

JARBEICLDFDN T, LROMFICESENTHY T A,

(E3) HESFCIEFHPREMILES GRIRILRSS) ESFENTSUFEA.
(E4) BAREETHET,

(2) SEERS | DREFFRIENS AR
(20165108 6 Bn'52017 43 58F )

T B 2
i FRENE R O B | FRENE|R B &

44 =AM =Pl =AM E=Pila

(e le] — — 3,574 3.425

(E1) FHEZEUNRE,
(E2) BAEREEHET,

WEELGFTERR
n # &
(20165108 6 HN'S520174F 4558 T)
E| H
B i 7 i

# il & & # L] Fa 4l
TH T
United Kingdom Gilt (U X) 4.25% 2027/12/7 736,135 | United Kingdom Gilt (/U X) 3.75% 2020/9/7 684,936
KFW-KREDIT WIEDERAUFBAU (R-Y) 1.625% 2020/6/5 367,213 | United Kingdom Gilt (AU X) 1.25% 2018/7/22 618,076
United Kingdom Gilt («FUX) 1.5% 2026/7/22 290,796 | United Kingdom Gilt (AU 2Z) 1.5% 2021/1/22 444,949
United Kingdom Gilt (U X) 2% 2025/9/7 195,100 | United Kingdom Gilt (/+UX) 3.75% 2021/9/7 359,047
Dexia Credit Local SA (75>2R) 0.875% 2021/9/7 151,732 | United Kingdom Gilt (U 2X) 5% 2025/3/7 335,669
United Kingdom Gilt (A +U2R) 4.25% 2046/12/7 43,330 | United Kingdom Gilt (4+UX) 2% 2025/9/7 75,524
KFW-KREDIT WIEDERAUFBAU (R-Y) 1.625% 2020/6/5 72,270
National Australia Bank Ltd (#—Zr35U7) 3.625% 2017/11/8 42,793
United Kingdom Gilt (#FUX) 4% 2022/3/7 41,231
United Kingdom Gilt (AU X) 8.75% 2017/8/25 19,698

(1) SRERELRE BBIFHESENTBUELEA) .
(F2) BERBIEBEHET,
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IA UBBMHERY MEYY—-T7 VR

WA BER#R
(1) 512 &) KitfE (BE5)
1E 24 i El il ES
N Ei fili il ~|>5BB#® % o7 B OB B M A X
X 2|8 B ® 8 e s s neaeee |t O L FUTEARE T E N T2 F M ]2 & & B
FARUR - RYR [ FARUR - KR FH % % % % %
AFUR 44,120 50,403 6,946,628 98.1 — 28.4 53.2 16.4
(1) FERBESES. HROMZHBEEEYEETEEEDOMEEZD & (CREEEHARNEDDHETEICLVEHEINS V- NTHERBELUILDBDTT,
(F2) HAALLEG, MEEHRZEICN T DHEEDEIS,
(E3) 2@, HHBEDRMURBIIVHET,
(E4) FHZES JOBHBERICOV T ERBRIG EE, MSERAHERI T —IZAFLTVET,
(2) 512 &) RHfE (@5
El il x
X ba) # 1 iz B FE N X | BHE TS i @ &z BEERH
)} NERE:HIAERESEH
% [FAFUR - RYR [FAFUR - KR A
AFUZR United Kingdom Gilt & i = 2.0000 800 874 120,465 | 2025/09/07
United Kingdom Gilt & i = 1.5000 2,000 2,089 287,905 | 2026/07/22
United Kingdom Gilt & i = 8.7500 1,870 1,934 266,614 | 2017/08/25
United Kingdom Gilt & i = 8.0000 4,500 5,953 820,449 | 2021/06/07
United Kingdom Gilt & i = 4.7500 1,800 2,043 281,615| 2020/03/07
United Kingdom Gilt & i = 4.2500 2,200 3,519 485,035 | 2046/12/07
United Kingdom Gilt & 4.2500 4,000 5,285 728,461 2027/12/07
United Kingdom Gilt & i = 4.0000 750 883 121,784 2022/03/07
United Kingdom Gilt & i = 3.7500 700 785 108,272 | 2020/09/07
United Kingdom Gilt & i = 3.7500 2,200 2,533 349,139 | 2021/09/07
United Kingdom Gilt & i = 1.2500 200 202 27,963 | 2018/07/22
KFW-KREDIT WIEDERAUFBAU B %K & 5 1.1250 4,000 4,068 560,767 | 2019/12/23
KFW-KREDIT WIEDERAUFBAU ¥ K & F 1.6250 2,000 2,070 285,306 | 2020/06/05
EUROPEAN INVESTMENT BANK ¥ % & 4.7500 3,000 3,196 440,529 | 2018/10/15
Dexia Credit Local SA fan & 75 1.8750 3,000 3,012 415,151 | 2017/07/17
Dexia Credit Local SA Ea & 5 0.8750 1,200 1,189 163,983 | 2021/09/07
Total Capital International SA fan & 75 2.2500 1,500 1,576 217312 2020/12/17
GE Capital UK Funding Ea & 5 4.3750 2,800 3,031 417,832 | 2019/07/31
RABOBANK NEDERLAND #t & % 4.6250 1,000 1,134 156,314 2021/01/13
RABOBANK NEDERLAND Ea & 5 4.0000 2,500 2,844 392,080 | 2022/09/19
Nordea Bank AB fan & % 2.1250 2,000 2,071 285,499 | 2019/11/13
Commonwealth Bank of Australia [ & 75 2.2500 100 102 14,142 | 2018/12/07
- aBmE| 2#m| | o .
N 44,120 50,403 6,946,628

(E1) HERERERIG. FROIHDZNBREEYES

(x2) BEEZE. HHEADBRBIENIET.

(3) MBS |DERARIRIARTRS (GHMER)

5 7 x

& *ﬁ A E e @z B =
5 =5 55
GILT 10YR(A F¥U R) - 1,061

(1) SEROMMmERS. MROEHZNBSEYBETEBEDOMPMEZDEIC
BRESEBRNEDDSEAECIVEHEIND L — NTHEBRE LD

DTY,
(£2) BARBIEFBHET,

STRERBDOMEZD & ICREEEHANED DSTETACKIVEHIND U — N THERELIZHD T,
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IA UBBMHERY MEYY—-T7 VR

WX E(STEEDIER WSROI
2017 4B 58R%®E HE B20165F10H6H FE2017#485H
- 5 E] ] * 15 B E] ]
B 5F i | B (A) EHEINEE 123,395,498H
FMH % SZEFIS 123,399,616
NHE 6,946,628 97.5 FHFE N 4,118
J—)L - O—V%F, 20 175,508 2.5 (B) BfisIss=E 316,381,503
REEFEEERER 7,122,136 100.0 sEE 461,662,402
GE1) EH@%E{D%M?E;EIJUJ%’CQ B N . =58 145,280,899
R ey e e (C) FeMma |5 Az A 2167677
13'307%123%(‘%}3SBICBljéiﬂﬁ}ﬁﬁb—NE\ 1TA4FUR - RV R= B2 3% 53,000,059
(33) UHKICHDDNERMAE (7.059.867F M) DREETEHERE BS54 A0 57,167,736
(7,122,136FM) (CdDHFEEF, 99.1%TT. (D) Z0ithEmHE A 920,226
(E) HHEERHS(A+B+C+D) 434,689,098
WEE, 8E. TAS LUEEMBOIRR (F) RUARMRELSE S 283,559,150
2017 4B 5HR®E (G) FE=EERE A2119,670,937
15 = " Hi * (H) ;enlSstEeRE 14,089,444
(A) EiE 7.122,136,830M (1)BEH(E+F+G+H) 612,666,755
O—)L - O—V% 42,395,737 REBIREISESE( 1) 612,666,755
FKINFIE 73,634,378 (F2) ENEFEEERT . BIEFEEETALEOEEZV, TTAZ TE
S 5.510.763 SE8EEE LT, B3 BEEFEE LTBENET,
EAEEHE 53,967,390
(B) &f& 37,601,833
Kb 23,236,452
FRILRIE 14,365,324
ZDhFRILEA 57
(C) fEEREE(A—B) 7,084,534,997
JTAR 6,471,868,242
RERR R AR 612,666,755
(D) ZEStEROER 6,471,868,24201
1 /02" B4EfHgE(C D) 10,9471

*HIF(CHITDTAEIE7,448,498,571F. JHPICHIT B EBNRETAEHE
130,234,948, [Ef#HITAEAE1,106,865,277M T,

* LEER(CHF 2L TY—T 7 Y RERENRE I HREBEDTHRAIF, 40
HREST 7 RM (FOFsA)  (ERIEIRERSA) 301,097,070, 94
THREST 7 VNV A (BSEEIIRERSA) 53,694,781A, 54 JHRE
FI7UR (BAHEL) 6,107.226276[. A DHMAB/ET 7V RN (F2
ORERY) 9,850,115 T,

* BEIROFTEOHE D OIEEELIF 10,947 T,
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