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NATIONAL RETAIL PROP INC 5.2 F (Z AU 7) 457.221 {1,170, 601 2,560 | REGENCY CENTERS CORP 6.6256 (7 AUA) 280 | 811,807 2,899
REGENCY CENTERS CORP 6.6256 (7 AU7) 324.303 | 887,79 2,737 | DIGITAL REALTY TRUSTINC 7.3/5H (Z XU 7) 200 | 621,952 3,109
VEREITINC6.7F (7 AU#A) 235.406 | 672,886 2,858 | PUBLIC STORAGE 4.95D (7XU7) 184.366 | 480, 255 2,604
PENN REAL ESTATE INVEST 7.2 C (7 XU#) 232.8| 662,333 2,845 | NATL RETAIL PROPERTIES 6.625D (7 XU7) 150 | 431,472 2,876
ASHFORD HOSPITALITY TRUS 7.375 G (P XU 7) 231 | 596,170 2,580 | TAUBMAN CENTERS INC 6. 25K (7 XU7) 150 | 424,014 2,826
NATL RETAIL PROPERTIES 6.625D (7 XU 7) 191 | 535,672 2,804 | PSBUSINESS PARKS INC 6.45S (7 XU7) 142.65 | 414,014 2,902
PUBLIC STORAGE 4.9E (7XU7) 181.923 | 461,242 2,535 | STAG INDUSTRIALINC9 A (ZXU7) 131.264 | 346,372 2,638
SL GREEN REALTY CORP 6.51 (7 AU 7) 158.317 | 448,122 2,830 | SUMMIT HOTEL PROPERTIES9.25 A (7 AUA) 96.817 | 257, 251 2,657
PS BUSINESS PARKS INC 5.2 W (74U #) 155 | 403,390 2,602 | KILROY REALTY CORP 6.875G (7 XU#) 74.029 | 208, 269 2,813
ASHFORD HOSPITALITY TRUS 8.45D (7 XU7) 150 | 395,427 2,636 | GRAMERCY PROPERTY TRUST 7.125 A (7 XU#) 64.385 | 194,801 3,025

(1) SBERELKE.
(E2) SEDBARBIFET,
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(ZXU7A) COLONY NORTHSTAR INC 8,675 C —|  197.481 509 561,933
PUBLIC STORAGE 5.875 A 80.759 67.655 1,746] 195,158 COLONY NORTHSTARINC 8. 75 E —|  322.0% 8,460 945,194
NORTHSTAR REALTY FIN 8.75 A 5.1 — — — COLONY NORTHSTARINC8.5D —|  336.518 8,624 963,580
NORTHSTAR REALTY FIN8.25B 142.704 - — — SUMMIT HOTEL PROPERTIES 9.25 A %.817 - - -
NORTHSTAR REALTY FIN 8.875 C 139,744 — - - EPR PROPERTIES 6.625 F 106.074| 174286 4,458| 498,074
NORTHSTAR REALTY FIN 8.5D 356.518 — — — URSTADT BIDDLE PROPERTIE 6.75 G 162.425(  177.978 4,654 519,958
NORTHSTAR REALTY FIN8.75 E 307.055 - — — AMERICAN HOMES 4 RENT 5 A 67.116 67.116 1.9%| 214,073
EPR PROPERTIES 9 E 43.54% 30.07 1,081] 120,871 AMERICAN HOMES 4 RENT 5 B 58.406 58. 406 1,604 185,965
ASHFORD HOSPITALITY TRUS 8.45D - 150 3,813] 425,988 AMERICAN HOMES 4 RENT 5.5 C 223.809 305.25 8,608 91,691
REALTY INCOME CORP 6.625 F —|  66.889 1,677| 187,418 EQUITY LIFESTYLE PROPERT 6.75 C 178.078|  183.026 4,670{ 521,824
DIGITAL REALTY TRUST INC6. 35 | 3%.37 3%.37 10,337| 1,154,886 KIMCO REALTY CORP 5.625K 158.952|  171.049 4,337| 484,619
UMH PROPERTIES INC 8 B 70 7.4 1,916 214,097 WASHINGTON PRIME GROUP 6.875 | B.731 B.731 59| 66,943
BLUEROCK RSDTL GR REIT 8.25 A 134 1% 4,134 461,850 NATL RETAIL PROPERTIES 5.7 E 147133 123.804 2,941 334,567
LASALLE HOTEL PROPERTIES 7.5 H 29.527 29.507 755 84,382 NATL RETAIL PROPERTIES 6.625 D 128.852 - - -
PUBLIC STORAGE5.4B 256.207  192.556 4,754) 531,140 STAG INDUSTRIAL INC 6.625 B 5 09.467 738 82465
SUNSTONE HOTEL INVESTORS 6.9 E 174.628|  175.176 4,519] 504,923 CORESITE REALTY CORP7.25 A 207.881  191.724 4,979 55, 261
STAG INDUSTRIAL INC 6. 875 C 216.57|  216.567 5630 629,066 PS BUSINESS PARKS INC5.7 V 147.808 156.6 3,801 431,435
DUPONT FABROS TECHNOLOGY 6.625 C B2.0721  332.072 8,906] 994,997 SAUL CENTERS INC 6.875 C 02773 26.242 6.767) 75,106
SUNSTONE HOTEL INVESTORS 6.45 F 195.066  240. 066 6,006] 671,040 HERSHA HOSPITALITY TRUST 6.875 C 50.375 72.625 1,828 204,302
PUBLIC STORAGE 5. 15 C 188] 127037 2,96( 333,66/ DDR CORP6.25K 406. 951 382.78 9,653| 1,078,512
AMERICAN HOMES 4 RENT 6.5D 318.167|  298.167 7.621) 851,434 DIGITAL REALTY TRUST INC5.875 G 30.525 58.823 1,465 163,701
GLADSTONE COMMERCIAL COR 7D 83 83 2,083 232746 SUN COMMUNITIES INC7.125 A 137.649|  137.649 3,532 394,603
LASALLE HOTEL PROPERTIES 6.3 J 207 186. 9 4,671 516,99 VORNADO REALTY TRUST 6.625 G 18.723| 134408 3,400 382158
HERSHA HOSPITALITY TRUST 6.5D 135 112 2,774 309,938 VORNADO REALTY TRUST 6.625 | 102.946|  131.885 3,353 374,690
PEBBLEBROOK HOTEL TRUST 6.375D 21.789 16.789 44 47,473 STAG INDUSTRIAL INC9 A 131.264 - - —
SUMMIT HOTEL PROPERTIES 6.45 D 161 161 4,00 452,371 SUMMIT HOTEL PROPERTIES 7.875 B 131.297)  151.297 3.8/01 432376
AMERICAN HOMES 4 RENT 6.35E 407 368 9,269 1,035,635 PUBLIC STORAGE 6.375 Y - 9.818 20 9,132
ASHFORD HOSPITALITY TRUS 7.375 F 146.4 116.4 2,85 318,733 APARTMENT INVT & MGMT CO 6.875 117.831) 128.331 3,381 377,783
BLUEROCK RSDTL GRREIT 7.625 C 67.2 67.2 1,749| 195,497 UMH PROPERTIES INC 8.25 A 20.512 20.512 529 59,192
PUBLIC STORAGE 4.9%5 D 24.159 30.793 884 98,782 PUBLIC STORAGE 5.9 69.602|  144.602 3,60 404,519
REXFORD INDUSTRIAL REALT 5.875 A 3500 293.726 7,002{ 782,31 PS BUSINESS PARKS INC6.45S 85.047 - — —
MONMOUTHREIT 6.125 C 15 BL7A 5.603| 632,707 HOSPITALITY PROP TRUST 7.15 D 37.481 - - -
NATIONAL RETAIL PROP INC5.2F —| 4. 10,292| 1,149,827 REGENCY CENTERS CORP 6.625 6 013 - - -
BLUEROCK RSDTL GRREIT 7.15D - 34.55 856 95,726 WELLTOWER INC6.5J 130. 461 - — —
PUBLIC STORAGE 4.9E —| 181.923 4,009] 447,950 PUBLIC STORAGES. 75T - 34114 852| 95,242
PS BUSINESS PARKS INC 5.2 W - 155 3.472) 387,891 ALEXANDRIA REAL ESTATEE 6.45E 17.09 40.07 1.016) 113,571
ASHFORD HOSPITALITY TRUS 7.375 G - 21 5564 621,69 KILROY REALTY CORP 6.875 G 177.403) 171592 4302  482.8%
CITY OFFICE REIT 6.625 A —| 71114 1,724 192,662 RETAIL PROPERTIES OF AME 7 A 104.36 214.36 5391 602,299
HERSHA HOSPITALITY TRUST 6.5 E — 45 1,078| 120,506 DIGITAL REALTY TRUST INC 6.625 F 53.839 85.013 2127 237,631
PENN REAL ESTATE INVEST 7.2C = 209.7% 6,054 676,360 KIMCO REALTY CORP 5.5 59.759 59.759 14741 164,770
COLONY NORTHSTARINC 8.5 F — 14.878 379 42,385 PENN REAL ESTATE INVEST 8.25 A 163.2 163.2 4,102 458,370
COLONY NORTHSTAR INC 8.75 A - 45.6 1,158 129,3% PS BUSINESS PARKSINC6 T 156.089|  201.089 5059 565,236
COLONY NORTHSTARINC8.25B —|  51.266 6,331 707,400 CEDAR REALTY TRUSTINC7.25B 269.255 349.18 8.52] 952,633
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GRAMERCY PROPERTY TRUST 7.125 A 145.924 81.539 2146]  239,8%4
TAUBMAN CENTERS INC6.5J 21.68]  222.88 5581 623,603
SUMMIT HOTEL PROPERTIES 7.125 C 32.044 3437 873 97.536
WASHINGTON PRIME GROUP 7.5 H 19.881 92.881 2,359) 263,567
KIMCO REALTY CORP 6 | 140,922 205.838 5250| 586,633
CORPORATE OFFICE PROP TR7.375 L B2272| 256.885 6,571 73415
DDR CORP 6.5 27.031  351.444 8.92| 997.288
CHESAPEAKE LODGING TRUST 7.75 A 118409  168.409 4,3%6| 483,348

VEREIT INC 6.7 F 1,002.920| 1,188.332 30,207| 3,374,770

CBL & ASSOCIATES PROP 6.625 E 141.078 71.109 1,679 187,644
VORNADO REALTY TRUST 5.4 L 150. 851 12.43 2,694 301,079
VORNADO REALTY TRUST 5.7 K 80.684 83.568 2,048 228,830
KILROY REALTY CORP 6.375 H 97.846 79.265 2,004] 223,955
REGENCY CENTERS CORP 67 80.916 84.334 2142 239,313
PS BUSINESS PARKS INC5.75U 144,738 164.738 4013 448,334
BRANDYWINE REALTY TRUST 6.9 E 32.309 4.4 1131 126,39
PENN REAL ESTATE INVEST 7.375 B 63.635|  113.635 2,857 319,28
PEBBLEBROOK HOTEL TRUST 6.5 C 129.9 136.1 34200 382103
TAUBMAN CENTERS INC 6.25K 278.091  128.091 3,189) 35,327
EQUITY COMMONWEALTH 6.5D 108.368|  122.377 3,001 345,353
CBL & ASSOCIATES PROP 7.375 D 273.814|  303.814 7,349 821,059
PUBLIC STORAGE 6 Z 33.822 33.822 890 99,528
PUBLIC STORAGE 5.375V - 13.136 319 35,734
GGPINC6.375A %. 986 %. 986 24621 275107
SL GREEN REALTY CORP 6.5 | 36222 193.539 4,983 55,771
URSTADT BIDDLE PROPS INC7.15F 37.802 77.604 1,98 222123
DIGITAL REALTY TRUST INC7.375H 172147 65. 001 1,764 197,160
SABRA HEALTHCARE REIT IN7.125 A 208.337)  233.3%7 5966] 666,569

N e O %, & &) 14,089.914) 16,178.9%1| 408,589 45,647, 584

= Ll o e SRS il SNSRI B Pt BERRIARas B

HARE <HE>| 94884 101864 <97.6%>
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WSS ST EOER
20174 3 B22HIR#®E
T
= B ¥ mE | B %
FA %
REEEEES 45, 647, 584 9.6
)L - O—V%, 20t 1,588,979 3.4
TR 47, 2%, 563 100.0

(E1) SHBERADSARBEUIBTo
(X2) SEZEEF. BROKHZVBEEEYBETERSEOMEZD L (CKRE
EEBRNEDBFESECKIIBHEINZU— FTHERELLDDT
Fo BB, SANBICHEITIMEMBL —ME. 17 XUH- FL=
1M1.72MT9Y,
(CE3) BBRICHBIHHNERMEE (46,291,079F ) DRESFTHELHE
(47,236, 563FM) [CXT BHEEF, 98.0% TY,

WEE. aff. A8 LUBEEBEDIR
20174F 3 B22BRE

L 8 ENE. B

(A)&EE
a—)L - O0—r%
==l G

RINAE 81,084, 204
RINECH = 221,339, 750
(B)&f& 485, 097, 818
B/ 1,197,818
RIS 483, 900, 000
(C)fEEEEE (A—B) 46,751, 465, 984
TTA 38, 679, 605, 598
AR S 8,071, 860, 386
(D) SZEFSOEL 38, 679, 605, 59801

17054 B#(HEE (C /D)

47, 236, 563, 802F]
1, 286, 555, 749
45, 647, 584, 099

12, 0873

*HAE (CH(F B TTAEAE35, 535, 752, 946M, ZHEAPICH T B BIRETAEF
11,764,509, 934F. [EfEHITTAERIFS, 620, 657, 282FHC T,

*LUERICBITBEYT T 7Y NERENRE T HREBHEDOTAEE. B
U—b - F—=71,624, 407, 397M. W Z13 KEELU — bEES T 7 > R2014—
12°6,078,254,329M. Y 7% KEELYU — bEE%F 7 7 ~ F2015-03
5,610,536, 475, KEELU — b T 72 R2015-12 (REBANY IH W)
1,797,089, 406M, KEESLU—b - 772 R2016—02 (REAYIHY /IREB
T0EY) 62,667,976, KEESLU—b - 77 R2016—-02 (BEANYIRL/ IR
TEIBIEY) 118,247,494, KEBEU— b - T7 Y R2016-02 1 (BREAYY
&Y IREBNE) 714,929,388, KEESEU—b - T7 Y R2016-02 1 (B
BNy IR/ IREBIIE) 1,023,821, 91, KEEFEU—b - T7 2 R2016—
06 (BEAwYIEHY) 1,715,900, 734M, KEEEU—b - 77 R2016—06 (5B
BAYIIRL) 106,355 382, KEEEU— b - 77 R2016—07 (REANYY
34)) 2,443,202,863[1, BEU—b - F—T2 (BRBANvIHY) 241,426,816
M. KBEEU—b - T7 VR (BBAY IS EREEIRERSH) 2016—
01 2,044,939, 359F, KEEEU—b - T7Y R (REANY IS EBHER
BREFM) 2016—04 2,373,365, 731/, KEEEU—b - T7 UK (BBAvY
&)/ EEHEBEIRERER) 2016—08 3,293,753, 347, KEELU—H~ - T 7
VR (RBAYIHY EEEEIREREMA) 2016—10 6, 145,082, 206/, KE
BREU—b-T7YR (BRBANYIHY /EREERERER) 2016—11
3,285,624, 704/ T Y,

* HEIROFTEOHY ) OFIEEESEF12, 087 T,
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WIERDIRR
L 8201659 8248 E20174 3 B22H
e B = i
(A) BoF Nz 1,354,434,611H
BN 1,354,587, 649
STHFE A 153,038
(B) BfiEEcE8H 3,097, 044, 299
Lk 4,946, 207, 301
bpiti AN 1,849, 163, 002
(C)ZnfthEmR VAN 3,270, 559
(D)ZfpERE (A+B+C) 4, 448, 208, 351
(E) pifRigiiSmE 3,673, 929, 687
(F) =R E N 1,564, 867,718
(G)iENfSFE=IERE 1,514, 590, 066
(H)&5t (D+E+F+G) 8,071, 860, 386
JERRMIERE (H) 8,071, 860, 386

(1) BMOEBRRELSF. —SRENISORNMEASTAEDEEZVL. TAZ
TO35GEMEE LT, LO35G 8RS U TRESNE T,

(E2) BNfEstERTE s F. BNEFEETALDOEREZV. TAZ O3
SOFEAELT. LO3BEEFmE UTUEEINET,

FTSE® |3 the London Stock Exchange Group companies DEZT&H Y. 54 ¥ AR ICE T = FTSE International
Limited WMERBULFE T, Fic. FT-SE®. FOOTSIE®, & & U'FTSE 4 GOOD® % & Jz the London Stock Exchange Group
companies DE1Z T 9, NAREIT® (& the National Association of Real Estate Investment Trusts D E4Z T 4. EPRA® (&
European Public Real Estate Association DEECTH I FIH. LWINHS A &Y AZHICETE FTSE International Limited
HMEAELFET. FTSE NAREIT® Preferred Stock Index [& FTSE [Tk > TEHEENET, FTSE. Euronext N. V.. NAREIT $&
U'EPRA [F. TOERICEIT DRI, AR BEBEZ—UTHT. LHEDBEICBVTHENICEST 2L —tIDEH
ZEBVWFB A, HEA VT VI ADIBRECEBLERICET 23 X TOXWFTEEE. FTSE. Euronext N. V.. NAREIT. EPRA [
BELFI, FISERKUZDSAEVT—EFVITND., A VT VIZANU—FT 4 VT, FLZNDOTLT—9 (CET BRI CAES
CHULT—UDEBZEVFEA. F/o FTSENSEAICKZFITER/DZERBRL. FISEDT—IZBRET D I LEFHFINT
HIFBA.
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