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hF5 (6.1%)
#fE (6.1%)

Bombardier, Inc

7.13% due 06/15/26 (a), (b)
7.50% due 03/15/25 (a), (b)
First Quantum Minerals Ltd
7.50% due 04/01/25 (a), (b)
Taseko Mines Ltd.

7.00% due 02/15/26 (a), (b)
Faki-i=

AT AER (&M $309, 439)
ZEFEDE (Q.8%

& (3.8%

Canpack S.A. / Canpack US LLC
3.13% due 11/01/25 (a), (b)
HEEE

ZEELEXEGT (&M $202, 020)
KE (89.1%

Nooa—2% (11.8%)

2,335

159, 417

221,033

(31,321)
(1,144, 523)

(1,175, 844)

(659, 989)
4,885

(655, 104)

(1,830, 948)

(1,609, 915)
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Ascent Resources Utica Holdings LLC / ARU Finance Corp

10.02% due 11/01/25
DIRECTV Financing LLC
6.67% due 08/02/217
Fertitta Entertainment LLC
5.53% due 01/27/29

IRB Holding Corp

4.24% due 12/15/217
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Russel| Investments US Institutional Holdco, Inc

0. 00% due 05/30/25 124, 359
Valcour Packing LLC

5.22% due 10/04/28 42, 306
Virtusa Corp

5.42% due 02/11/28 85,130
nN>oo—28%8 541,145
& (77.3%)

Acrisure LLC / Acrisure Finance, Inc

7.00% due 11/15/25 (a), (b) 26, 983
Aethon United BR LP / Aethon United Finance Corp

8.25% due 02/15/26 (a), (b) 116, 700
Ahern Rentals, Inc.

7.38% due 05/15/23 (a), (b) 30, 800
Albertsons Cos, Inc. / Safeway, Inc. / New Albertsons LP / Albertsons LLC

4.63% due 01/15/27 (a), (b) 111, 665
AMG Networks, Inc

4.75% due 08/01/25 (a) 55,292
Archrock Partners LP / Archrock Partners Finance Corp

6. 25% due 04/01/28 (a), (b) 57, 545
Ascent Resources Utica Holdings LLG / ARU Finance GCorp

7.00% due 11/01/26 (a), (b) 32, 550
Caesars Entertainment, Inc.

6. 25% due 07/01/25 (a), (b) 124,732
CCM Merger, Inc.

6. 38% due 05/01/26 (a), (b) 27,313
Centene Corp.

4.25% due 12/15/27 (a) 190, 783
CHS/Community Health Systems, Inc.

6.00% due 01/15/29 (a), (b) 61,438
8.00% due 03/15/26 (a), (b) 49,733
Cinemark USA, Inc

8. 75% due 05/01/25 (a), (b) 55, 530
Clearway Energy Operating LLC

4.75% due 03/15/28 (a), (b) 53, 960
Credit Acceptance Corp.

5.13% due 12/31/24 (a), (b) 47,102
6. 63% due 03/15/26 (a) 46, 815
CrownRock LP / CrownRock Finance, Inc

5.63% due 10/15/25 (a), (b) 89, 300
Dana, Inc.

5.38% due 11/15/27 (a) 51,952
DISH DBS Corp.

5.88% due 11/15/24 71,825
7.38% due 07/01/28 (a) 50, 680
EQM Midstream Partners LP

6.00% due 07/01/25 (a), (b) 33, 681
7.50% due 06/01/27 (a), (b) 48, 333
Ford Motor Credit Co. LLC

3.38% due 11/13/25 (a) 306, 731
Fresh Market, Inc

9.75% due 05/01/23 (a), (b) 135, 000

HAT Holdings I LLC / HAT Holdings II LLC
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3.38% due 06/15/26 (a), (b)
Hess Midstream Operations LP
5.63% due 02/15/26 (a), (b)

Icahn Enterprises LP / Icahn Enterprises Finance Corp

4.75% due 09/15/24 (a)

ILFC E-Capital Trust II

5.10% due 12/21/65 (a), (b), (c)
LABL, Inc.

6. 75% due 07/15/26 (a), (b)
Legacy LifePoint Health LLC

6. 75% due 04/15/25 (a), (b)
Life Time, Inc

5.75% due 01/15/26 (a), (b)
Marriott Ownership Resorts, Inc
6.13% due 09/15/25 (a), (b)

Maxim Crane Works Holdings Capital LLC

10. 13% due 08/01/24 (a), (b)
Mesquite Energy, Inc. (a), (b), (d)
7.25% due 02/15/23

Nabors Industries, Inc.
9.00% due 02/01/25 (a), (b)
NCL Corp. Ltd.

3.63% due 12/15/24 (a), (b)
NextEra Energy Operating Partners
4.25% due 07/15/24 (a), (b)
NuStar Logistics LP

5.75% due 10/01/25 (a)
OneMain Finance Corp

5.63% due 03/15/23

Patrick Industries, Inc
7.50% due 10/15/27 (a), (b)
Picasso Finance Sub, Inc

6. 13% due 06/15/25 (a), (b)
Popular, Inc.

6. 13% due 09/14/23 (a)

Royal Caribbean Cruises Ltd.
9.13% due 06/15/23 (a), (b)

LP

Scientific Games International, Inc

8.63% due 07/01/25 (a), (b)
Tenet Healthcare Corp

6. 25% due 02/01/27 (a), (b)
Tenneco, Inc.

5.00% due 07/15/26 (a)
TransDigm, Inc.

8.00% due 12/15/25 (a), (b)
Triumph Group, Inc

7.75% due 08/15/25 (a)

VICI Properties LP / VICI Note Co.

3.50% due 02/15/25 (a), (b)

WASH Multifamily Acquisition, Inc

5.75% due 04/15/26 (a), (b)
WESCO Distribution, Inc
7.13% due 06/15/25 (a), (b)
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5 &5 3,561, 312
XESET (@ $4, 540, 333) 4,102, 457
E\HEE (M $5, 051, 792) 4,555, 757

B
TiEHRS (0.2%)

*E (0.2%)
Rl - AR (0.2%)

1,100 EP Energy Corp. 8, 800
KEER & $101,004) 8, 800
EiEMRNEET (HEM $101, 004) 8,800

A
EHEIRE (0.3%

BA (0.1%)
EEATESE (0. 1%)
Sumitomo Mitsui Banking Corp.

JPY 319,679 (0. 36) %+** due 07/01/22 2,353
EHFESEEH 2,353
BAEF (&l $2, 353) 2,353
PUAR—IL (0.2%)

ETAESE (0.2%
DBS Bank Ltd.

usb 10,852 0.91% due 07/01/22 10, 852
EHEEEH 10, 852
UAR—ILER GEM $10,852) 10, 852
THBES (EM $13, 205) 13, 205
BESE (FE@E $5, 166, 001) 99. 5% $ 4,577,762
HER LUV TOMDEEZRAT LK 0.5 23,614
& E 100. 0% $ 4,601,376

BRERAMKRDI AN TOFMIESFLERKLOREOHIICE SV CHBRSFOMERTEAELS., YRVOMEEICL>TSH

HFINhTLWET,
¥ N O—VRIEPHEFEHFTT . 7—RUL— FMIPRFRODLDERTLTEYFT,

*k HARIBITICEHTAEEREIESTIFDH,. BAAZRTOEHRBREDEMEIEOBRETHIOAREMENHY FT,

(a) HARTEEFIR(T S5,

(b) 144A FE% - 1933 FEEHFMELEDRE 144A DT TS ECADEFDEAKRMNZIGE > TULSEESHF. h o DEEFIL.
ERETICEL L TERBEBRERADIEGTHNARETT . MIZREISGVRY .. ChoDEFIERBMEL LGN EFHEEN

FH A
(c) 20224 6 B 30 HE: L DEENEFIFL S,
(d) T4 FEEZ%,

2022 £ 6 A 30 ARADAANY OV S ADNEASEERS (HEED-0.9%)

By W5IHF R  RHEH Y R Lo Eaalikis) a5 £

JPY  Royal Bank of Canada 571,635,104 09/15/2022 USD 4,270,542 § - § 41,131) § (41,131)

2022 £ 6 A 30 HHRAEDAANY PN 19 5 ADNELHBELERG] (MEED-0.1%)

BlLY m514EF R  RFEH Y R AT {2 Eaaliki] AT 45 £5

JPY  Royal Bank of Canada 76,888,728 09/15/2022 USD 574,416 § - § (5532 § (5532

USD  Royal Bank of Canada 39,190 09/15/2022 JPY 5,245,925 376 - 376
§ 376 § (5532) § (5 156)
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156, 007, 145, 541
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36, 592, 018
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