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5 ERIKHR

(1) HEKR (201949 A 30 HEE)

BRI

P & pEOTESE Pt () B bE(%)
EMERES 1,482,587,476 62.19
N o—n 253,305,382 10.63
W OHA 104,804,000 4.40
W AFYR 306,135,734 12.84
W rH 159,119,900 6.67
W T AU 257,080,225 10.78
N A —ANUT 206,737,530 8.67
N =a—Y—J K 195,404,705 8.20
a—)Lea—r | ZOMOEFE (BEERE) 901,300,813 37.81
HEE PERRAE 2,383,888,289 100.00

Z DA FED B IR
Pl & pEOFERE IR () el LR (%)
fEZR e | () 5,360,761,473 224.87
N AFUR 533,732,256 22.39
N K1Y 2,874,967,200 120.60
N T AUH 1,952,062,017 81.89
FRR RIS | (Fe k) 1,258,443,500 A52.79
W HA 1,258,443,500 A52.79

(D) BELRIX, 77 ROMEFERBEICKTT 5 Y& FE DRI O ST,
(£ 2) HEEHEONEZ ORI L ORGSR, HiZEEO IR DR T,
(1 3) EAIEMEE | ORHIIZ DWW T, JFAIE LCTHFZBIZMDY 5 HEEOHOE2WBIFTORET HIEH

EB F 7T R EAHG CRMIE L TV E T, 2D X ) BRI R R SN TWRWEESITIE, Y% ICRbIT

WA AR, AN HES D HIE TRl L TV ET,

(TE 4) 2 TPHRIIG I ORI SOV TR, FHIE U O et BARG OME TR L TV ET,

(2) $B&E&E (201949 B 30 ARE)
D BREAMISFDEEHRA
A . FEEEA O IR

Bt Rt | @R | FEMEG | RIERG%) | R
Fatris Hitsk TEAH 70l A R if ORI |t
B I (1) () GE/H/B) | )
\ ; 154.15 174.32]  4.500000
N . N e : 32 4.
1 |United Kingdom Gilt (X2 |ERES 1,000,000 o1 dacl 951 505,908 2042/12/07 | 07O
] 166.40 172.93  6.250000
— | RES
2 |GERMAN GOVERNMENT BOND  |=—1 [ fiFiE% 1,000,000 oo ae1| 904 102,607 2030/01/04 | &7
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MR, Ok | Ml EA AT LA FlEO) | &E
(A TEd Hirdeg TR Eils AT IR EEHAR | R
KA A %R (M) (M) GE/A/B) | )
3 129.06 134.71]  6.625000
. 1 Ed 3—:§ K: .
3 |United States Treasury Note/Bond |7 AU [E&EE S 1,000,000 139,283.710| 145,387,665 2027/02/15 6.10
. 129.67 147.85 4.750000
. 1 Ed 3—:§ K: .
4 |United States Treasury Note/Bond |7 AU% [E&EE S 700,000 97.958.660| 111,692,559 2041/02/15 4.69
. 105.82 104.80| 2.100000
Esfiy Bl
5 [p2 20F[EfT HA AL | 100,000,000 0 eo6 000| 104,804,000] 2021/09/21 | 40
. . 146.67 153.45| 5.750000
. S ) . .
6 |CANADIAN GOVERNMENT BOND#F% [EMERESR 800,000 05,619,714 100,041,687 2033/06/01 4.20
AUSTRALIAN GOVERNMENT A — 25 . 115.29 116.83| 5.500000
i 3F A
7 BOND 7 A 1,000,000 84,026,996| 85,147,890 2023/04/21 3.57
AUSTRALIAN GOVERNMENT F—ARF . 113.40 113.92] 5.750000
i 34
8 BOND 7 [EITaE 1,000,000 82,648,106| 83,025,624 2022/07/15 3.8
NEW ZEALAND GOVERNMENT |==2—U— . 115.16 116.43| 5.500000
| (& 3
9 lBOND IR [T 1,000,000 77,989,738|  78,847,073| 2023/04/15 3.31
. . 116.33 112.79] 8.000000
. . . )53 £ ESEaRe .
10 |United Kingdom Gilt AXV [EM&E RS 500,000 77.180.465  74.830,525| 2021/06/07 3.14
NEW ZEALAND GOVERNMENT  |==2——| ., 109.35 108.34| 6.000000
E| =
T sonD SR AL 1,000,000 74,053,851|  73,371,234| 2021/05/15 3.08
. . 133.08 144.99 4.000000
] sk
12 |CANADIAN GOVERNMENT BOND|#F4 [Ef& LA 500,000 54.995.075  59,078.912| 2041/06/01 2.48
. 184.46 208.45|  4.750000
— Bl
13 |GERMAN GOVERNMENT BOND  |=—n& EfEAE 5 200,000 43,541,954 49,202,774 2040/07 /04 2.06
NEW ZEALAND GOVERNMENT  |=a2—— | ., 119.09 127.54| 3.500000
£ =
M 0N SR RS 500,000 40,324,658| 43,186,398 2033/04/14 1.81
AUSTRALIAN GOVERNMENT A — 25 . 115.89 132.28] 3.000000
E& FE
15 BOND 7 A 400,000 33,785,710 38,564,014 2047/03/21 1.62
() BEFEIL, 77 FNOMEEREEIZHT 2 Y% ORMI O b2 T9,
0. REAMREROMERER G LR
BeEH LA O BE LR
EME RS 62.19%
&t 62.19%
() |ELRIZ, 77 v FOMEFEREEIIRTT 5 YA MEESORHME O LR T,
N BEMRROERGFRE LR
HMEIHIIH D FEA,
Q@ BREXFHEDMG
M EIHITIH D £ A,
@ TOMREEEDETELELD
(HL7 : )
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ik o A, | s i i

EREMEE] |7 A T-BOND 2019 4F 12 H =g 40 701,665,380 700,805,500  29.40%
;NOTEOOYR) 2019 4 12 =g 10 140,452,797 140,717,568 5.90%

T-NOTE (5YR) 2019 4% 12 B| E#E 30 385,457,281 385,906,736|  16.19%

;BEN%(ULTRA LONG) 2019 B 35 724,256,084 724,632,213 30.40%

AXYA ESNE GILT FUTURE 2019 4 R 30 529,495,464 533,732,256  22.39%

RAY BUNDS 2019 4F 12 H B 40 823,198,470 822,410,568  34.50%

BOBL (5YR) 2019 4= 12 A =g 80 1,283,000,377 1,280,280,960|  53.71%

BUXL (30YR) 2019 4F 12 5 | B 30 758,360,170 772,275,672 32.40%

BETHBRE |BA ;i%j;o;zﬁ/lgﬂ FATE e 1,550,000 105,134,485 104,826,500  A4.40%
ﬁﬂ;y K7/ 2019 4 iy 2,400,000 320,673,600 318,120,000 A 13.34%

g~aﬁ/pqi§; 2019 10 TRk 2,700,000 318,793,860 318,708,000 A13.37%

;ng BAZe/HR 2019 iy 1,300,000 105,034,020 105,755,000  A4.44%

?F}Vﬁ/mg 20194 10 T 2,600,000 278,325,320 279,994,000 A11.75%

%F/V%/P%E 2019 4 10 TERE 1,800,000 130,915,476 131,040,000,  A5.50%

(E 1) #EHRIL, 77> ROMEFERFITH T 5 LG EORMO R T,

(JE 2) BRI BE | ORHEICOWTIE, FAlE L CHEBICMY 5 2EIEOHDOFEZ BT ORET HIER
BB F 7T EARG TR L T ET, 20X ) Rl BE I N T RWIEAICIE, AR DT
W AAR SRS, JRANCHET 2 A TR L TV E T,

(T 3) AEEFHIBS I O SWTIE, JFAIE U A Se 7 Ea% O E TRl L TV ET,

(FE 4) AEETHITE] OBEITHOWTIL, BHUREEENSHETT,
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Q) EBRXE
@ MEEDHTS

10 %7205 804 (1)

% 3 FHE 0.0000
54 FHEWIM 0.0000

29

A PERS AR TR PE A L4700 | 1R 47200
(S EE%) (OrEefT) il FERA TG PEAA
(M) (M GrBedE) (M) | i)
3 FHE MR
(2010423 A 1 1) 8,448,065,780 8,448,065,780 0.9031 0.9031
%4 FHEMRER
3,823,158,203 3,823,158,203 0.9029 0.9029
(201142 A 28 H)
55 5 FHEIRMR
(2012 2.2 A 27 H) 2,123,401,312 2,600,249,122 1.0242 1.2542
5% 6 FHEIMIR
(2013 £ 2 A 27 H) 2,940,898,471 3,202,727,486 1.0109 1.1009
%7 RHEIRR
(2014452 A 27 H) 4,383,365,742 4,513,276,137 1.0122 1.0422
5% 8 RHEMIIR
(2015 42 2 A 27 H) 10,707,963,268 13,134,892,183 1.0148 1.2448
5% 9 FHEHARMIR
(2016 422 A 29 H) 7,218,218,661 7,218,218,661 0.9611 0.9611
10 FHAEHER
4,174 4 4,174 4 .854 .854
(2017 422 A 27 H) ,174,707,08 ,174,707,08 0.8547 0.8547
%11 FHE IR
2,018,02 2,018,02 .8144 8144
(2018 422 A 27 H) ,018,026,736 ,018,026,736 0.8 0.8
2018 4E 9 HAKH 1,946,754,251 — 0.7857 —
10 AR H 1,943,273,832 — 0.7842 —
11 AKH 1,966,470,264 — 0.7936 —
12 AR A 2,009,324,749 — 0.8109 —
20194E 1 AERH 2,015,686,421 — 0.8135 —
%12 RHEHIRR
(2019 ££.2 A 27 H) 2,036,568,758 2,036,568,758 0.8219 0.8219
2 HKH 2,007,222,061 — 0.8101 —
3 HKH 2,137,903,013 — 0.8694 —
4 ARKH 2,092,527,657 — 0.8510 —
5 HXH 2,214,226,659 — 0.9005 —
6 HKH 2,317,712,287 — 0.9364 —
7 HKH 2,314,209,430 — 0.9373 —
8 AR H 2,435,178,898 — 0.9903 —
9 HKH 2,383,888,289 — 0.9695 —
Q@ HERDHR




104720538l (H)
5% 5 BRI 0.2300
55 6 G ] 0.0900
5 7 BRI 0.0300
5% 8 FHA I 0.2300
55 9 FHE 0.0000
5510 FHE IR 0.0000
5511 G IR 0.0000
55 12 FHAE R 0.0000
2019 4E 2 H 28 H~ B
2019 428 H 27 H
Q IWNEEDHTE
2% (%)
55 3 FHE N2.3
5% 4 FHAE I 0.0
55 5 G 38.9
5% 6 FHA M 7.5
57 BRI 3.1
55 8 FHE 23.0
9 G HAH] A5.3
5510 FHRE IR A11.1
55 11 FHEIRH A4T
55 12 FHE IR 0.9
2019 452 H 28 H~ 197
201948 H 27 H
4) BERVEBHOEE
RRESE (D) fiEA A& (1)

% 3 FHE

2,016,606,230

1,655,957,756

5 4 G

2,710,949,048

7,830,961,806

%5 5 RHEHH]

2,912,505,109

5,073,552,378

% 6 FHE

4,679,357,013

3,843,397,076

57 FHEIR

3,218,893,807

1,797,758,565

% 8 FHEAM

6,877,590,349

656,072,027

%9 FHEH

10,310,514,364

13,352,024,424

%510 FHEIR 28,103,521 2,654,070,969
%11 FHE IR 0 2,406,462,471
512 FHR AR 0 53,355
2019 %2 73 28 H~ 189,403,096 208,312,366

201948 H 27T H
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